ANNUAL STATEMENT

OF THE

NEW ENGLAND LIFE INSURANCE
COMPANY

OF THE STATE OF

MASSACHUSETTS

TO THE
INSURANCE DEPARTMENT
OF THE

STATE OF

FOR THE YEAR ENDED
DECEMBER 31, 2023

LIFE AND ACCIDENT AND HEALTH

2023




916 26 202320100100

LIFE AND ACCIDENT AND HEALTH COMPANIES— ASSOCIATION EDITION

ANNUAL STATEMENT

AS OF DECEMBER 31, 2023

OF THE CONDITION AND AFFAIRS OF THE

NEW ENGLAND LIFE INSURANCE COMPANY

NAIC Group Code _ 4932 4932 NAIC Company Code _ 91626 Employer’s ID Number __04-2708937
(Current) (Prior)
Organized under the Laws of Massachusetts State of Domicile or Port of Entry Massachusetts
Country of Domicile United States of America
Incorporated/Organized 09/12/1980 Commenced Business 12/30/1980

Statutory Home Office

125 High Street, Suite 732

Boston, MA 02110

(Street and Number)

Main Administrative Office

(City or Town, State and Zip Code)
11225 North Community House Road

Charlotte, NC 28277

(Street and Number)
800-882-1292

(City or Town, State and Zip Code)

Mail Address

11225 North Community House Road

(Area Code) (Telephone Number)

Charlotte, NC 28277

(Street and Number or P.O. Box)

Primary Location of Books and Records

(City or Town, State and Zip Code)

11225 North Community House Road

Charlotte, NC 28277

(Street and Number)

980-949-4100

(City or Town, State and Zip Code)

Internet Web Site Address

(Area Code) (Telephone Number)

www.brighthousefinancial.com

Statutory Statement Contact
(Name)

tshaw1@brighthousefinancial.com

Timothy Lashoan Shaw

980-949-4100
(Area Code) (Telephone Number)

813-615-9468

(Email Address)

Chairman, President and
Chief Executive Officer

TARA JEAN FIGARD

(Fax Number)

OFFICERS

Vice President and

Secretary JACOB MOISHE JENKELOWITZ

Vice President and Chief
Financial Officer

GIANNA HELENE FIGARO-STERLING

Vice President and

Treasurer JANET MARIE MORGAN

OTHER

TYLER SCOTT GATES
Vice President and Appointed Actuary

LINDSEY MICHELLE COX

DIRECTORS OR TRUSTEES

RACHEL MICHELLE D’ANNA MEGHAN SMITH DOSCHER

TARA JEAN FIGARD

DONALD ANTHONY LEINTZ JAMES LEWIS PAINTER #

KRISTINE HOOK TOSCANO #

State of Florida

..

County of Hillsborough

The officers of this reporting entity being duly sworn, each depose and say that they are the described officers of said reporting entity, and that on the reporting period stated above,
all of the herein described assets were the absolute property of the said reporting entity, free and clear from any liens or claims thereon, except as herein stated, and that this
statement, together with related exhibits, schedules and explanations therein contained, annexed or referred to, is a full and true statement of all the assets and liabilities and of the
condition and affairs of the said reporting entity as of the reporting period stated above, and of its income and deductions there from for the period ended, and have been completed
in accordance with the NAIC Annual Statement Instructions and Accounting Practices and Procedures manual except to the extent that; (1) state law may differ; or, (2) that state
rules or regulations require differences in reporting not related to accounting practices and procedures, according to the best of their information, knowledge and belief, respectively.
Furthermore, the scope of this attestation by the described officers also includes the related corresponding electronic filing with the NAIC, when required, that is an exact copy
(except for formatting differences due to electronic filing) of the enclosed statement. The electronic filing may be requested by various regulators in lieu of or in addition to the

enclosed statement.

TMu?%M%

TARA JEAN FIGARD
Chairman, President and
Chief Executive Officer

Junet Mevpan.

JANET MARIE MORGAN
Vice President and Treasurer

Subscribed and sworn to before me this

26th

day of January , 2024,

ZENA JONES
Notary Public-State of Florida
Commission # HH39573
Commission Expires 12/27/2024

Dene Oonea

Noﬁy for Figar% Morgan

a. Is this an original filing? Yes [X]
b. If no,
1. State the amendment number
2. Date filed
3. Number of pages attached

No[ ]




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

ASSETS

Current Year

Prior Year

1 2 3 4
Net Admitted Assets Net Admitted
Assets Nonadmitted Assets (Cols. 1-2) Assets
1. BONAS (SChEAUIE D) ...ttt e 889,317,982 | ..o [ 889,317,982 |...ccocenvee. 937,335,097
2. Stocks (Schedule D):
2.1 Preferred SLOCKS ......cuiviiiiieierininieieieines et oo O RN O RN [OOSR 0
2.2 COMMON SEOCKS .....cvvivivieieeictctetetesceee et eseae st et ess s s s ssesesens [eeeeeeeeee e e e [0 [0 [0 0
3. Mortgage loans on real estate (Schedule B):
BT 1T =Y TPV T STV HOUUORIRRO 33,504,146 | (V1N SO 33,504,146 |....cocveennne 58,917,399
3.2 Other than firSt IBNS........c.cuiueiiiieieirie et [ O RN O RN (O RN 0
4. Real estate (Schedule A):
4.1 Properties occupied by the company (less $ ..o 0
ENCUMDIANCES) ...ttt n s sesens |eeeseseenes e eeeeeeeseneeneaes [0 [0 [0 0
4.2 Properties held for the production of income (less
S s 0 @NCUMDIANCES) .....cuevvereececeeeeieieeeecaeas [eeeeeneeseeeeseneeeeaseeeeenens (01 (01 [ O 0
4.3 Properties held for sale (less $§ ..o 0
encumbrances)
5. Cash($ .o 50,240,102 , Schedule E - Part 1), cash equivalents
[ J 2,304,059 , Schedule E - Part 2) and short-term
investments (3 ..ocooerrinnn .0 , Schedule DA) ............... ...52,544 161 |... ...52,544 161 |... ... 53,287,735
6. Contractloans (including $  «ovevoveererrereeeeieeciene 0 premium notes) ...... [oroceeennens 393,490,611 oo 0 e 393,490,611 |....coc.oee. 384,352,383
7. Derivatives (SChedule DB) ...........cccoouoiueuruereieiieieseeeieieesesesesssssssseses s |eesesesesesenenns 11,358,597 |0 o 11,358,597 |..ocvvevrnae 13,372,410
8. Other invested assets (Schedule BA) ...........c.coorueueuereeeeeceeeeeeeeecee e ... 14,959,875 |.. . ... 14,959,875 |.. ... 14,642,761
9. ReCEIVADIES fOr SECUMEIES .......vuiuieiicieiecicecieie e [ 1,649,866 |....ooovveceeneen 0 | 1,649,866 |.......coceeve. 1,432,231
10. Securities lending reinvested collateral assets (Schedule DL) ............c.coovovi. |oerererenereeeeeeeenneeeens [0 [0 [0 0
11.  Aggregate write-ins for iNVeSted @SSEtS ............covueveveriiririririreeiereee s oo 84,635 | [V R 84,635 | 0
12. Subtotals, cash and invested assets (LINES 110 11) ...c.cvovevevieeeeeeeeeicieieicieens oo 1,396,909,873 |....ovoeeeeeeeeeeee 0 [ 1,396,909,873 |............ 1,463,340,016
13. Title plantsless § ..o, 0 charged off (for Title insurers
ONIY) oottt ettt ettt ettt a et ettt ettt s ettt b ettt essen s esesesebetesens [eeeeeeeenen et [0 [0 [0 0
14.  Investment income due and @CCIUET ............ceururrimiueieiriniercieieeeeeeeeeeseseeas s 17,377,100 |...oocicccee (U1 PO 17,377,100 |........coc..e. 17,242,690
15.  Premiums and considerations:
15.1 Uncollected premiums and agents' balances in the course of collection|................... 3,270,213 [ 5,802 |...coiiin 3,264,411 | 1,527,132
15.2 Deferred premiums, agents' balances and installments booked but
deferred and not yet due (including $ ..........cccooeiiiinnnnne. 0
earned but unbilled Premiums) ..........c.cocoveveiiiiiererceieeeee s [ 4,591,380 |.oovoeeeeeeeeeeeees [0 O 4,591,380 ..o 3,908,762
15.3 Accrued retrospective premiums ($ ..o 0 )and
contracts subject to redetermination ($ ..........ccoeeeeerccenes (VI S SRR [0 [0 [0 0
16. Reinsurance:
16.1 Amounts recoverable from reinsurers
16.2 Funds held by or deposited with reinsured coOmpanies .............cccocervvens oreninninniniieiccee 0 feeeeeeeeeee 0
16.3 Other amounts receivable under reinsurance CONtracts ................coeeu. |rerereeeeeeenens 3,546,549 | 0
17. Amounts receivable relating to uninsured plans 0. 0. 0.
18.1 Current federal and foreign income tax recoverable and interest thereon ... |.....c.cocoeerereneninnenns (01 0 e ()0 T 9,957,105
18.2 Net deferred tax @SSeL ........cciririiicicieiicee e [ 53,216,000 |.....cccevnnnne 34,876,708 |................ 18,339,292 | 17,503,444
19.  Guaranty funds receivable or 0N dePOSIt ...........ccccooveveveveveueeeeieieeeeieeens |oeeeeeeeeeeeeeenes 229,659 | [V 229,659 ..o 247,691
20. Electronic data processing equipment and SOfWAre ...........ccoooovevevereueeerenens foorerecccicce 0 feeeeeeeeeee 0 feeeeeeeeeee [0 OO 0
21. Furniture and equipment, including health care delivery assets
(B e 0 ) e et O RN O RN [OOSR 0
22. Net adjustment in assets and liabilities due to foreign exchange rates ........ [--oeeoeoeieiinnccccs [0 [0 [0 0
23. Receivables from parent, subsidiaries and affiliates ...............ccccoeeveveviveeees fooreeeieieen 2,816,297 | 0 fooeeiine 2,816,297 | 2,894,468
24. Health care ($ ..cccoovvvevcciciriiiecnae 0 ) and other amounts receivable ...... o...ccoeurieurieinieinneans 0 [ 0 [ [0 0
25.  Aggregate write-ins for other than invested assets ...........coceeeeieeceeeereen e 10,887,163 |.coovcevee 7,795,670 .o 3,001,493 |....cooeee 2,441,163
26. Total assets excluding Separate Accounts, Segregated Accounts and
Protected Cell Accounts (LINES 1210 25) ......c.cucuviveieeveuiiiiiieeeeieieiee e s 1,531,219,350 |.coooceeenne 42,678,180 |............ 1,488,541,170 |............ 1,582,151,887
27. From Separate Accounts, Segregated Accounts and Protected Cell
AACCOUNLS ...ttt caeaeeeeeesesssasseeeee s e esessseees s nsnsesesessansesesesesennsnsesesenas [ooesnussinas 6,581,322,915 [ 0 | 6,581,322,915 |.......... 6,084,574,501
28. Total (Lines 26 and 27) 8,112,542,265 42,678,180 8,069,864,085 7,666,726,388
DETAILS OF WRITE-INS
1101. Deposits in connection with investments ... o 84,635 | [ T 84,635 | 0
0 O R PP PORR PPN
103, e et e E et e e e h et e e b et e e r et e ane e e s beeesereeeanneenreee [eenneeene e e e neeeanneeeneeentneees [eeneeean e e e e e e e e e e e eneeeas
1198.  Summary of remaining write-ins for Line 11 from overflow page ...........c.ccoo.forvniininininiiiccs O RN 0
1199. Totals (Lines 1101 thru 1103 plus 1198)(Line 11 above) 84,635 0
2501. Miscellaneous . 138,681 |..
2502. Receivable from third party administrator ... o 500 | 0
2503. Prepaid pension asset ... e 4,970,000 |.....ccovveee. 4,970,000 |..vovoveeeeeeeeeeeee [0 0
2598. Summary of remaining write-ins for Line 25 from overflow page ............oooooo.foeeccocicnnes 2,686,989 | 2,686,989 | [0 0
2599. Totals (Lines 2501 thru 2503 plus 2598)(Line 25 above) 10,887,163 7,795,670 3,091,493 2,441,163




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

LIABILITIES, SURPLUS AND OTHER FUNDS

2
Prior Year

1.
12.
13.

14.
15.1
15.2
16.
17.
18.
19.
20.
21.
22.
23.
24.

25.
26.
27.
28.
29.
30.
31.
32.
33.
34.
35.
36.

37.
38.
39.

Aggregate reserve for life contracts $

Aggregate reserve for accident and health contracts (including $

Liability for deposit-type contracts (Exhibit 7, Line 14, Col. 1) (including $

Contract claims:
4.1 Life (Exhibit 8, Part 1, Line 4.4, Col. 1 less Col. 6)
4.2 Accident and health (Exhibit 8, Part 1, Line 4.4, Col. 6) .
Policyholders’ dividends/refunds to members $
and unpaid (Exhibit 4, Line 10) ....

Provision for policyholders’ dividends, refunds to members and coupons payable in fo

amounts:

6.1 Policyholders’ dividends and refunds to members apportioned for payment (including $
IMOAECO) .ttt
6.2 Policyholders’ dividends and refunds to members not yet apportioned (including $

6.3 Coupons and similar benefits (including $

Amount provisionally held for deferred dividend policies not included in Line 6
Premiums and annuity considerations for life and accident and health contracts received in advance less
....82,928 accident and health premiums (Exhibit 1,

T 0 discount; including $
Part 1, Col. 1, sum of lines 4 and 14)
Contract liabilities not included elsewhere:

9.1 Surrender values 0N CanCelEAd CONMFACES ..........oiuiiiiiiiiieii ettt e e e et e b e e b e e b e e e e s neeeneeeneeeneenneennes
9.2 Provision for experience rating refunds, including the liability of $

experience rating refunds of which $

Service Act
9.3 Other amounts payable on reinsurance, including $

Ceded ..o

9.4 Interest maintenance reserve (IMR, Line 6) ..........cccccceevreeiennen.
Commissions to agents due or accrued-life and annuity contracts $

LI 0 and deposit-type contract funds $

General expenses due or accrued (Exhibit 2, Line 12, Col. 7)

Transfers to Separate Accounts due or accrued (net) (including $

allowances recognized in reserves, net of reinsured allowances)
Taxes, licenses and fees due or accrued, excluding federal income taxes (Exhibit 3, Line 9, Col. 6)
.... (2,052,043) on realized capital gains (losses)

Current federal and foreign income taxes, including $
Net deferred tax liability
Unearned investment income

Amounts withheld or retained by reporting entity as agent or trustee

Amounts held for agents' account, including $
Remittances and items not allocated

Net adjustment in assets and liabilities due to foreign exchange rates ....
Liability for benefits for employees and agents if not included above
0 and interest thereon $

Borrowed money $ .............cccoocoveinnnnn.
Dividends to stockholders declared and unpaid
Miscellaneous liabilities:

24.01 Asset valuation reserve (AVR, LINE 16, COL. 7) ..o ittt ettt e e s e e e e e e s e eneeeneeeneeae

24.02 Reinsurance in unauthorized and certified ($

24.04 Payable to parent, subsidiaries and affiliates .................
24.05 Drafts outstanding ..........cccceevereiienieieeceee
24.06 Liability for amounts held under uninsured plans ....
24.07 Funds held under coinsurance
24.08 Derivatives ...........ccccccceeueee

24.09 Payable for securities .....
24.10 Payable for securities lending .........cccccooeeverieniienienne
24.11 Capital notes $
Aggregate write-ins for liabilities

Total liabilities excluding Separate Accounts business (Lines 1 to 25) ....

From Separate Accounts Statement
Total liabilities (Lines 26 and 27) .
Common capital stock .
Preferred capital stock ....
Aggregate write-ins for other than special surplus funds
Surplus notes

Gross paid in and contributed surplus (Page 3, Line 33, Col. 2 plus Page 4, Line 51.1, Col. 1) ...

Aggregate write-ins for special surplus funds
Unassigned funds (surplus)
Less treasury stock, at cost:
36.1

Surplus (Total Lines 31+32+33+34+35-36) (including $
Totals of Lines 29, 30 and 37 (Page 4, Line 55)
Totals of Lines 28 and 38 (Page 2, Line 28, Col. 3)

1,026,685,206 (Exh. 5, Line 9999999) less $
included in Line 6.3 (including $ ............cccoovvvveen, 0 Modco Reserve) .

0 accident and health
is for medical loss ratio rebate per the Public Health

Commissions and expense allowances payable on reinsurance assumed

24.03 Funds held under reinsurance treaties with unauthorized and certified ($

...1,058,090,087

16,363,467
12,531,598

(6,027,423)

...1,120,603

.55,617,876
..2,082

28,890,526
22,290,490
.0

41,482,818

1,390, 139,235

6,084,574,501
7,474,713,736

0 shares common (value included in Line 29 $
0 shares preferred (value included in Line 30 $

2,500,000

189,512,652

192,012,652

7,666,726,388

2501.
2502.
2503.
2598.
2599.

DETAILS OF WRITE-INS

Postretirement benefit liability
Miscel1aneous .........ccceceeevrvririririenennes
Cash collateral received on derivatives .......ccccovvvviennnne

Summary of remaining write-ins for Line 25 from overflow page ....

Totals (Lines 2501 thru 2503 plus 2598)(Line 25 above)

23,922,000

...5,426,491
. 12,134,327

3101.
3102.
3103.
3198.
3199.

Summary of remaining write-ins for Line 31 from overflow page
Totals (Lines 3101 thru 3103 plus 3198)(Line 31 above)

3401.
3402.
3403.
3498.
3499.

Summary of remaining write-ins for Line 34 from overflow page
Totals (Lines 3401 thru 3403 plus 3498)(Line 34 above)




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SUMMARY OF OPERATIONS

1
Current Year

2
Prior Year

1. Premiums and annuity considerations for life and accident and health contracts (Exhibit 1, Part 1, Line 20.4, Col. 1 less
0L, 8) ittt E £ E R e R h R b £ e b e e E £ E e R £ R R £ R R e R ke e b e e R et E e Rt b et bkt e bt ettt e r s
2. Considerations for supplementary contracts with life CONtINGENCIES ..ot
3. Netinvestment income (Exhibit of Net Investment Income, Line 17) ..
4. Amortization of Interest Maintenance Reserve (IMR, Line 5) ...
5. Separate Accounts net gain from operations excluding unrealized gains Or I0SSES ...........ccevieieiiiiiiirieiieieeieeeeeeeeseeees [ 0l 0
6. Commissions and expense allowances on reinsurance ceded (Exhibit 1, Part 2, Line 26.1, Col. 1) . 11,892,630
7. Reserve adjustments on reinsurance ceded (316,513,826)
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract guarantees from Separate
AACCOUNLS ...ttt ettt s et et e s e s s s s s e s et e s e s e s e s s s et s et e s e s es e s e s s s s e s s e s e s et e s e s e s s s s st et et esesean s sa st s esesesean s s s s s et eseananan ettt ee 86,722,267 |...cvvverennne 92,665,364
8.2 Charges and fees for deposit-type CONTFACES ..o [V RN 0
8.3 Aggregate write-ins for miscellaneous income .. 23,702,525 27,707,889
9. Total (Lines 1t08.3) .. (27,891,241) (25,530,125)
10. Death benefits
11.  Matured endowments (excluding guaranteed annual pure endowments) )
12.  Annuity benefits (Exhibit 8, Part 2, Line 6.4, Cols. 4 + 5 minus Analysis of Operations Summary, Line 18, Col. 1) ......cocecefrvrrniicnenne 8,247,136 |...covevennee 10,882,777
13. Disability benefits and benefits under accident and health contracts
14. Coupons, guaranteed annual pure endowments and similar benefits
15.  Surrender benefits and withdrawals for life CONracts ...............cooiiiiiiiiiii e
16.  GrOUP CONVEISIONS ....cvieiieiieiieiieieeieesieesieesieesteesteesteebeenseeseanns
17.  Interest and adjustments on contract or deposit-type contract funds ..
18. Payments on supplementary contracts with life contingencies ............... 04l
19. Increase in aggregate reserves for life and accident and health CONraCctS ...........cccovviiereiiiininrse e (31,954,223) (34,075,015)
20.  TOtaIS (LINES 10 10 1) ..vuiuiuiiiiiiiiieietetetetes ettt ettt etttk et s s et st s s bbbt es e st e s e s s e bbb e s e se e sess e s b bebebese e sess s s s besesenene s sses ot st st e setetenn 391,724,370 |...oocvveen 368,822,430
21. Commissions on premiums, annuity considerations, and deposit-type contract funds (direct business only) (Exhibit 1, Part
2, LINE 371, €0l 1) ettt e b e b a et h et h ekt ekt et e ettt et s ettt nenen
22. Commissions and expense allowances on reinsurance assumed (Exhibit 1, Part 2, Line 26.2, Col. 1) .
23. General insurance expenses and fraternal expenses (Exhibit 2, Line 10, Cols. 1, 2, 3,4 and 6) ..............
24. Insurance taxes, licenses and fees, excluding federal income taxes (Exhibit 3, Line 7, Cols. 1 + 2 + 3 + 5)
25. Increase in loading on deferred and UNCOIIECtEd PrEMIUMS ............oviueueueriiririririsieieieiereese s resesee s sessesesesesesessssssssssesesesedrenneneneneennennnes 902,471 i, (1,660,074)
26. Net transfers to or (from) Separate Accounts net of reinsurance.. (529,070,623)
27.  Aggregate Write-iNS fOr AEAUCHONS ..........cccuiiiiiieetiiii ettt ettt bttt bttt s st s bbbt e s bbbt ss e s bbb s s snsees 2,861,566 3,005,109
28, TOtaIS (LINES 20 10 27) ...vuveieeieieeieceeecee ettt ettt sa et s et a e e e e a e e s e et a et s e s et a s ans (77,912,076) (115,424,030)
29. Net gain from operations before dividends to policyholders, refunds to members and federal income taxes (Line 9 minus
[T TSP NSRRI 50,020,835 |....ccoverune 89,893,905
30. Dividends to policyholders and refunds t0 MEMDENS ............c.ccueueueiiieieieieieieeieee ettt s s snanaes 2,672,442 1,763,106
31. Net gain from operations after dividends to policyholders, refunds to members and before federal income taxes (Line 29
ITHNUS LINE 30) ..ottt aeae et e s ae e e e s s sasaea et s s s ssasseses s s ssasseses s s ssansesesassssssnsesnsssassssesesasssssnsssesenamassnano|etesntceneenena 47,348,393 |...ccoovennee 88,130,799
32. Federal and foreign income taxes incurred (excluding tax on capital GaINS) ............ccceueviieueuereisiieeie e 6,734,136 4,006, 172
33. Net gain from operations after dividends to policyholders, refunds to members and federal income taxes and before
realized capital gains or (108S€s) (LiNE 31 MINUS LINE 32) .....c.c.euiuiieiiiieieictctieee e eeeee ettt ettt se s et sesessssss s ss s ses et 40,614,257 |..oocieennne 84,124,627
34. Net realized capital gains (losses) (excluding gains (losses) transferred to the IMR) less capital gains tax of
$ 66,060 (excluding taxes of $ ......cccceceee. (2,259,398) transferred to the IMR) ..........cc.ccevevvevrueicrenn, 627,312 (1,093,196)
35.  NetinCome (LINE 33 PIUS LINE B4) .....o.oiiieieieieieieeiieie ettt e et et ese s e e e e s st esesesesenessssesesesesenenes dotste e tereneas 41,241,569 |.........c....... 83,031,431
CAPITAL AND SURPLUS ACCOUNT
36. Capital and surplus, December 31, prior year (Page 3, Line 38, COL. 2) .......ccceeveiirueieieieiieieie e 192,012,652 138,743,765
37. Netincome (Line 35) 41,241,569 |.........c....... 83,031,431
38. Change in net unrealized capital gains (losses) less capital gains tax of $  .................. (197,763) wooeeeeeeeeeeeeeeeeeeeeeeeeees oo (1,112,906)....coveeeeee (411,759)
39. Change in net unrealized foreign exchange capital gain (I0SS) .........ccccuevevcucueveveeeececeete e eeeeecae e eeeecee e s s enesaesesesesenssseaenas ... 368,941 |.. .(538,958)
40. Change in net deferred income tax 1,252,061 |. ..(6,587,373)
41. Change in nonadmitted assets .. (5,431,820)/.. . 12,217,286
42. Change in liability for reinsurance in unauthorized and certified COMPANIES ..........cciiiiiiiiiiiiee e e 0
43. Change in reserve on account of change in valuation basis, (inCrease) Or AECreaSE ...........ccoueriiriirieiieiieeeseeee e 0
44. Change in asset valuation reserve ..
45. Change in treasury stock (Page 3, Lines 36.1 and 36.2, Col. 2 MiINUS COL. 1) .....oiiiiiiiiiiiieeieeeee et e s 0
46. Surplus (contributed to) withdrawn from Separate Accounts during PEriOT ............ooiiiiiiiiiiiiieeeee e e
47. Other changes in surplus in Separate Accounts Statement
48.  Change iN SUMPIUS NMOES ......ciueiiuiiiiiiitieitie ettt ettt ettt h e sbe e st e e bt e bt ea et ea et ea e e ehe e eh e e ehe e b e e bt e bt ea bt eaeesaeeeaeesheenbeeabeebeenbeenbeennennns
49. Cumulative effect of changes in accouNting PriNCIPIES .........co.iiiiiiiiiieee ettt na e e e e eeenneas
50. Capital changes:
50.1 PRI IN ..ttt ittt et et et et et e s e e s ese s es e s ese e ese e eses e e s e st s eR et e A e s es et ese At eseAseses s s e A et eA et es et esensesensesenseseneeseneseneses et ettt r et 0
50.2 Transferred from surplus (Stock Dividend) .. 0 |.
50.3 TranSTEITEA 10 SUMPIUS ... .cotiitiiiiiie ittt ettt ettt h e b e b e e bt e bt ea et ea et ea e e eh e e ebe e bt e bt embeembeemeeemeesbeesbeenbeebeenbeennes [ersennstsses s s s s sr e et 0
51.  Surplus adjustment:
ES 3 I =1 X SO RRRRY OO R RO TTRRTRSRURROY | B EUOUOTTO TR 0
51.2 Transferred to capital (StOCK DIiVIAENA) .......ccuiiiiiiiiiiiieie ettt saeesbeesbeesbe e beenesnnesnnesmeesnefoeesessressesse s ssessne s 0 forniin i 0
51.3 Transferred from CAPItAl ...........ooiiiie ettt e e saeesaeesseenseesseeneenneennesnnesnnesnnennnenseenn rressrensressessnssnnsnnnsnee s 0 forniin i 0
51.4 Change in surplus as a result of reinsurance .. . )| . (3,079,890)
52.  DiVIAENdS t0 SLOCKNOIAEIS .........cucviuieieieiieteteecececee ettt et ae sttt esesesess s s s st et esesessasassssesesesessssanssassesesesesssnanas |oeressseeeerenes (84,000,000)|.......ccomvn. (37,900,000)
53. Aggregate write-ins for gains and l0SSES IN SUMPIUS ............cccueveveeeecucueieieeeeeceete et eeeeeeaete e s eseeesae e e s es s ssaetesesenenssaesesesennssensasanns (1,747,090) 6,188,564
54. Net change in capital and surplus for the year (Lines 37 through 53) (51,411,413) 53,268,887
55. Capital and surplus, December 31, current year (Lines 36 + 54) (Page 3, Line 38) 140,601,239 192,012,652
DETAILS OF WRITE-INS
08.301. Management and SErvice FEE IMCOME .......cooviiiiieieiiiiee ettt ettt s et s s se s s s s sesessans o esss s seseris 23,380,365
08.302. Miscellaneous ....263,279
08.303. Income from cross selling agreements ... ..58,881 |..
08.398. Summary of remaining write-ins for Line 8.3 from oVerfloW Page ..........coouiiiiiiiiiiiie e e 0
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398)(Line 8.3 above) 23,702,525
2701. Interest credited to reinsurers
2702. Other deductions
2703, o ..
2798. Summary of remaining write-ins for Line 27 from OVErflOW PAgE ...........oouiiiiiiiiieei et s fere s s 0
2799. Totals (Lines 2701 thru 2703 plus 2798)(Line 27 above) 2,861,566 3,005,109
5301. Net gain (loss) on pension and postretirement benefit plans ..o e (1,747,090) |...coveeeenee. 6,188,564
£330 1012 OOl NPT O PSP RPN RO RP PSP PRPPTN
[0 01 T OO T T O O TR U P TT R UUY N TP PTOPRPOTRP TP
5398. Summary of remaining write-ins for Line 53 from overflow page ...0
5399. Totals (Lines 5301 thru 5303 plus 5398)(Line 53 above) (1,747,090) 6,188,564




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

CASH FLOW

1 2
Current Year Prior Year
Cash from Operations
1. Premiums COlleCted Net Of TEINSUIANGCE .......c..ccuiuiiiieiieeiiicie ittt [orsss s 89,598,376 |................ 102,174,581
2. NEtINVESIMENT INCOME .....ceuiuiiiiiiie ittt 60,139,884 |...........c..... 61,448,393
BT ST oY T o TS 1o T =SSOSR 118,792,522 130,972,647
4. Total (LINES 1 tATOUGN 3) ....ovvieieieieieeee ettt ettt ettt ettt ettt ettt a s ss e e s e s s et e s e s e sese et s s e s e s e s et esssess s eses et et et et esnsn s ssasesetesesesnnnanan 268,530,782 294,595,621
5. Benefit and [0SS related PAYMENLS ............c.cviuiiiiiiiiecieieteeieee ettt ettt ettt s e s s ettt se s s ess st st esasesesesssss st snesesesesesssnsssans [oesesesesesess 695,086,045 |................ 745,109,105
6. Net transfers to Separate Accounts, Segregated Accounts and Protected Cell ACCOUNES ............c.cooveueueueiiieieeeeeeeeeeeeeeeins [ (531,555,260).............. (532,558,074)
7. Commissions, expenses paid and aggregate Write-ins for dEAUCHIONS .............cccoovieieveueuciciciiieee et [ere e eeeneeeees 60,624,825 |.......ccce.. 47,943,814
8.  Dividends paid t0 POIICYNOIAETS ..........ccoovviveueretieieiee ettt ettt ettt et ee et ettt ese st es et s s e s ebesesess s ss et asebesesessss s ssesesesesesesnans |ereasaesnneenenenes 2,690,084 |...ccovrienee 2,588,976
9. Federal and foreign income taxes paid (recovered) Net of $ ......ccovovvvvererireeciiiencns 0 tax on capital gains (losses) ............... (8,866,250) 22,695,732
10, TOtal (LINES 5 TNrOUGN ) .....viuieiiiietctceceee ettt ettt ettt ettt b s s s as s s s s et et et e s e se s s ss et et et et eseas s esesesesebesesess s ssanesesesesin 217,979,444 285,779,553
11.  Net cash from operations (Line 4 MINUS LiNE 10) .........cceieieiiiiiiiiretetieieee ettt teteseees st seses st sesesessas s s ssesesesesesnsnn ] 50,551,338 8,816,068
Cash from Investments
12.  Proceeds from investments sold, matured or repaid:
12,1 BONGS .ottt bbbttt [ere s 94,430,200 |...ovcvrrennee 80,827,171
12.2 STOCKS ...ttt bbbttt ettt (U 0
12.3 MOMGAGE I0BNS ........vvvieieieeeeeie ettt ettt ettt e et b s et s e se e s e s et et e b e s esess s es s et et e s et esess s esesasesebesesesnss s ssenesesesesesnasesssasas|eseneneneseneen 25,420,249 |.....ooovreenne 3,808,664
12,4 REAI ESIALE ......eoei bbbttt [t (U 0
12.5 OhEr iNVESIEA @SSELS ......vuiuiuieiiieiceetieet ettt bbb bbbt bbb bbbttt 377,667 | 203,303
12.6 Net gains or (losses) on cash, cash equivalents and Short-term INVESIMENLS .............c.ccciiiieieieieeeecceeeee et oot [V (1,763)
12.7 MISCEIIANEOUS PrOCEEAS ..........cececvveieeeeececeeteteeeeseeeae et eseesssetetesesesssaetesesesenssassesesesensssesesesesnsssesasessnsnsssesesasensssntesasasensnsnsasa 0 246,832
12.8 Total investment proceeds (LINES 12.1 10 12.7) .....cocviviveueuieieiieeeeeee ettt st sttt esses s es e s sesessn s s s seses feneseseseseas 120,228,116 |......o.o........ 85,084,207
13. Cost of investments acquired (long-term only):
131 BONGS .ottt bbbttt [er s 54,230,303 |.......ccconene. 70,726,885
1312 STOCKS ..ttt b bbbttt ettt (U 0
13.3 MOMGAGE I0BNS .........vvvieieiiee et tetet ettt et ettt et s e et et e s s et e s e s essee s e s esesese b et e s sse st e s st e s e b e s essasss et ssesesebesesese s s ssesesesesesesnsnesssas|sebebes e et st se s e et et ne e [V T 0
1304 REAI ESIALE ......eoii bbbttt [oet e (U 0
13.5 Other invested assets 854,237 |..cvevn 1,060,385
13.6 MIiSCElANEOUS @PPICALIONS .........covvivctetitieieee ettt ettt ettt ettt a ettt b e b e s es s st s es e s et e s e b et e s sse s et st esesesesesesnas s ssasesesesesis 1,893,286 1,207,018
13.7 Total investments acquired (LINES 13.1 10 13.6) .....c.cvoveueuiuieiiieieieeeeeeeeecee ettt es et s s s s s eseanaeas 56,977,826 72,994 288
14. Netincrease/(decrease) in contract 10ans and PreMIUM NOLES ............c.cccvoviviviveueueeiieeeeeeeieetetesees s s s e sttt eses s e ssesesesesessannas 9,138,228 (11,270,678)
15.  Net cash from investments (Line 12.8 minus Line 13.7 MIiNUS LiNE 14) ..........cccceeuiieieieieieiereteeeeeeee et 54,112,062 23,360,597
Cash from Financing and Miscellaneous Sources
16. Cash provided (applied):
16.1 SUIPIUS NOES, CAPIAI NOES .....v.veeeecececeeeee ettt eaeae et e s se et e s s e aee e s s s s ssseseseses s asasssses s ssnansssesanssassnassssanssananenen .0 | .0
16.2 Capital and paid in surplus, less treasury stock ... .0 | .0
16.3 BOITOWEd fUNAS .....c.ooviciiiiieiecciciss s 0. .0
16.4 Net deposits on deposit-type contracts and other insurance liabilities ... (921,418) ..o, (557,785)
16.5 DIVIAENdS t0 STOCKNOIABTS ..........ouiuiiiiiiiiiiii bbb e 84,000,000 |...covvevene. 37,900,000
16.6 Other cash Provided (PPHEA) ............ccueviiiiiriiereieieiiee ettt s bbb ss st ae b esse et bbb s ss e seb et sas s nsntetanas (20,485,556) (20,473,522)
17.  Net cash from financing and miscellaneous sources (Lines 16.1 to 16.4 minus Line 16.5 plus Line 16.6) ............cccoceerrrrnnne (105,406,974) (58,931,307)
RECONCILIATION OF CASH, CASH EQUIVALENTS AND SHORT-TERM INVESTMENTS
18.  Net change in cash, cash equivalents and short-term investments (Line 11, plus Lines 15 and 17) ......cccccevvvririririseecinennne (743,574) (26,754,642)
19. Cash, cash equivalents and short-term investments:
19.1 BEGINNING Of YEAI .....vviiiiiiiiieteteteitt sttt ettt sttt ettt st s e e s bbb es e st e s s s s e b e b et ese e e ss e st et e s esene e ss st sesesesenene s sssseseses et reseenerenenis 53,287,735 |..cccveriennee 80,042,377
19.2 End of year (Line 18 plus Line 19.1) 52,544,161 53,287,735
Note: Supplemental disclosures of cash flow information for non-cash transactions:
20.00071. SECUT T TY EXCRANGES .......vcvevceieieieeeee ettt ettt ettt ettt s e et e s st et ssse st e st et ebesesssess s esesesesesesesnsnsssssesesesesesnsnansnss |osesesesesessnsesasaseseseseses (VN T 7,752,065




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

Y LINES OF B

ANALYSIS OF OPERATIONS B
1 2

USINESS - SUMMARY
4 5

3 6 7 8 9
Other Lines of YRT Mortality
Total Individual Life Group Life Individual Annuities Group Annuities Accident and Health Fraternal Business Risk Only
1. Premiums and annuity considerations for life and accident and health contracts ......... |..ccccovveinnnne 85,058,944 |.....ccocvenenee. 90, 113,071 v 0 fe (5,479,676) 425,549
2. Considerations for supplementary contracts with life contingencies ................ .3,262,378 |... .3,262,378 |...
3. Netinvestment iNCOME ..........ccerieueiereerieesiee et 61,205,049 |.... .7,655,79 |...
4. Amortization of Interest Maintenance Reserve (IMR) ...........cccoveeerieerieenienenens ... 593,162 |.... .... 103,315 |...
5. Separate Accounts net gain from operations excluding unrealized gains or 10SSes ...... [.cccccviiiiiiiiiiiiiniinenne 0. O 0.
6. Commissions and expense allowances on reinsurance ceded ............cccocceeeeeeeceeces |oeeeseeeenenn 12,726,154 |.ooovoeieeeee 4,305,470 o 0 | 7,815,415
7. Reserve adjustments 0N reinSUrance CeARA ............evvrveueriererieueerierieeeseseereseeresessenens |oeeesseennens (301,161,720) |-..cveveeeeeeeee (1 R [V (301,161,720)
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and
contract guarantees from Separate Accounts
8.2 Charges and fees for deposit-type contracts
8.3 Aggregate write-ins for miscellaneous iNCOME ...........c.ceveieveriereririeeeeeeee e 23,702,525 8,412,463 12,064 15,302,872 (24,874)
9. Totals (Lines 110 8.3) ..c.evvrerererecicieieiececrereeas (27,891,241) 182,382,538 75,171 (211,650,089) 1,284,262
10, DAt DENEMILS .....veeieieiiieeeeieiei ettt snenene [oerereneenenenes 210,779,825 |.....ccccvnvnee. 210,779,825
11.  Matured endowments (excluding guaranteed annual pure endowments) .. ..50,449 50,449
12, ANNUItY DENEFILS .....vvieceieciieeececee e A7,136 | XXX e |
13.  Disability benefits and benefits under accident and health contracts . 1,921,803 |... 1,171,477 |..
14.  Coupons, guaranteed annual pure endowments and similar benefits ............cccccveviies vveriiiiiiiiiiiiinces [0 T 0.
15.  Surrender benefits and withdrawals for life contracts .. 203,206,275 |... 156,640,297 |..
16.  GrOUP CONVEISIONS ......eveeeeeeteeueeeeeseeseeeeeseeseeseeseeseeseeseeseeseesseseesseseeseeseeseesesseesessnanns |eesessessessessessessessessessens [0 T 0.
17.  Interest and adjustments on contract or deposit-type contract funds . .1,993,409 |.... ..1,716,087 |.. .. 277,322 ...
18. Payments on supplementary contracts with life contingencies ............c.cccceeveieriiieins foeverenieiennens (2,520,304) |- 0 ,520,
19. Increase in aggregate reserves for life and accident and health contracts . (31,954,223) (3,011,844) 0 (28,369,016)
20, Totals (LINES 100 19) ...cuiuiiiiieieieieieieererireeie ettt seanes [oeseseneenenenes 391,724,370 |....covvennee 367,346,297 .o 0 [ 24,148,765
21.  Commissions on premiums, annuity considerations and deposit-type contract funds
(AIrECt DUSINESS ONIY) ..vvvvieiteiieieieeieie sttt sttt se s se s ese s se e enesens [oeeeseesienenenns 3,126,174 | 40,560 | 287,116 [ 2,779,692
22. Commissions and expense allowances on reinsurance assumed .............ccoccceeereeeanes |oeerriiieeeeenniieeee s 0 Jooeeeeeeeeeeeseeeseeeen 0 e 0 e 0.
23. General insurance expenses and fraternal expenses.................... .. 49,765,444 |.... 12,256,749 |...
24. Insurance taxes, licenses and fees, excluding federal income taxes .3,887,852 |.... ... 728,303 |...
25.  Increase in loading on deferred and uncollected Premiums ............cccoeveuereeerirereeeiens [oreeeresieeieennens 962,471 |.... , IR | B FSRO TR 0.
26. Net transfers to or (from) Separate Accounts net of reINSUrANCE............cccevrveereiereces forveerieennas (530,239,953)|....cvevnee (213,976,663) (316,085,265)
27. Aggregate write-ins for deductions ... 2,861,566 2,861,132 434
28, TotalS (LINES 20 10 27) ..eueuiuieiiieeeeeteieieeneseseeee ettt s e eaes (77,912,076) 196,943,307 121,884 (276,171,322) 897,321 296,734
29. Net gain from operations before dividends to policyholders, refunds to members and
federal income taxes (Line 9 MiNUS LiNe 28) .......ccceveueririeeniereeieieisieeseeseseenenes |ooeeeiieeeenenns 50,020,835 |.....ccccenee. (14,560,769)|.......cocveverenennne (46,713) [ 64,521,233 |...cooviiinne (880,444) ... 987,528 |.oveveieiieiieeieienn 0 o 0
30. Dividends to policyholders and refunds to MembErs .............c.ccoeeeeveriereesieeeieeeeiennes 2,672,442 2,672,442 0 0 0 0 XXX
31.  Net gain from operations after dividends to policyholders, refunds to members and
before federal income taxes (Line 29 Minus LiN@ 30) ........ccccoervrueerieerieeireeieresieeenes [reerieinieinns 47,348,393 |......ccenne. (17,233,211) oo (46,713) [ 64,521,233 |...cooviiinne (880,444) ... 987,528 |.oveveieiieiieeieienn 0 o 0
32. Federal income taxes incurred (excluding tax on capital gains) ...........ccccoceeerveerienenns 6,734,136 (3,924,803) (14,086) 10,968,902 (522,349) 226,472
33. Net gain from operations after dividends to policyholders, refunds to members and
federal income taxes and before realized capital gains or (losses) (Line 31 minus
Line 32) 40,614,257 (13,308,408) (32,627) 53,562,331 (358,095) 761,056
34. Policies/certificates in force end of year 113,139 83,770 5 25,970 6 3,388 XXX
DETAILS OF WRITE-INS
08.301. Management and service fee INCOME ........ccociiiiiiiiiiiiiiiiiiee e [eenee e 23,380,365 |...cccevvenennnen. 8,313,182 |.cveeieeees 12,064 |...covveees 15,055,119 oo [0 O [0 OO | N SRR | N SRR
08.302. MISCEITANEOUS ...eeveeeieiiiieeietet ettt enens [rneeeeeeeeeee s 263,279 | 40,400 |- (I P O £ T S (I (24,874) [ O et O [
08.303. Income from cross selling agreements ... e 58,881 oo 58,881 | [0 N [0 N [0 O [0 OO | N SRR | N SRR
08.398. Summary of remaining write-ins for Line 8.3 from overflow page ...........ccocoveveieniens foevciciiiiiciic 0 o 0 oo 0 oo 0 oo 0 oo O N | AR | N A
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above)
2701. Interest credited 10 reinSUrers ..o
2702. Other deductions
2703, s
2798.  Summary of remaining write-ins for Line 27 from overflow page
2799.  Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above) 2,861,566 2,861,132 0 434 0 0
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ANALYSIS OF OPERATIONS BY LINES OF BUSINESS - INDIVIDUAL LIFE INSURANCE ®
1 2 3 4 5 6 7 8

9 10 11 12
Universal Life
With Secondary Variable Credit Life Other Individual YRT Mortality
Total Industrial Life Whole Life Term Life Indexed Life Universal Life Guarantees Variable Life Universal Life (c) Life Risk Only
1. Premiums for life CONtracts @ ...........ocoeviieeieiiieeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeees fernnnnnnnnns 90,113,071 [oeeeeeeeeeeees (1N 9,267,320 |.............. 5,314,640 934,165 74,596,946
2. Considerations for supplementary contracts with life contingencies ............ .. ..
3. Netinvestment income .53,260, 183 . 13,475,891
4. Amortization of Interest Maintenance Reserve (IMR) .... 485,493 174,485 |...
5.  Separate Accounts net gain from operations excluding unrealized gains or
l0SSES .o
6. Commissions and expense allowances on reinsurance ceded .
7. Reserve adjustments on reinsurance ceded
8.  Miscellaneous Income:
8.1 Income from fees associated with investment management,
administration and contract guarantees from Separate Accounts ........ . L0 ..
8.2 Charges and fees for deposit-type contracts .0 ... .. ..
8.3 Aggregate write-ins for miscellaneous income ... 8,412,463 0 50,202 0 0 0 0 8,346,407 15,854 0
9. Totals (Lines 1t08.3) ... 182,382,538 0 22,967,928 19,786,401 0 11,976,893 0 127,153,832 497,484 0
10.  Death benefits 210,779,825 ...5,623,164 |... 9
11.  Matured endowments (excluding guaranteed annual pure endowments)
12.  Annuity benefits .....
13.  Disability benefits and benefits under accident and health contracts ..
14.  Coupons, guaranteed annual pure endowments and similar benefits .
15.  Surrender benefits and withdrawals for life contracts ..............cccceeeeeiins
16.  GrOUP CONVEISIONS ....vvvvvviurirsrisssissstsssssssssissssssssssssssasassasassaaassesaaeeaaanees
17.  Interest and adjustments on contract or deposit-type contract funds
18.  Payments on supplementary contracts with life contingencies ................... . .. ..
19. Increase in aggregate reserves for life and accident and health contracts ... (3,011,844) 0 (5,907,711) (7,426,767) 0 (911,830) 0 11,234,464 0 0
20.  Totals (LINeS 100 19) ..eeviviiiiiiiiiiieiiie e [oreeeeanes 367,346,291 [oooeeeiiiiiiies (V1N 12,104,956 |............. (4,259,850 |-..ceveeeeeieeieeens [V 1,530,290 [ooeeeeeiieiiieiies (V1 RPN | ) RSN 357,970,895 [..eeeeeeienieneennnn O e [V 0
21.  Commissions on premiums, annuity considerations and deposit-type
contract funds (direct business only) .0 ...
22. Commissions and expense allowances on reinsurance assumed .0 ...
23, General iNSUFANCE EXPENSES .......eeuviereerreerseeiseesseesseesessesssesseesseesseesses .. ... 36,594,915 ...4,537,658 |... ....908,572 ....31,057,695
24.  Insurance taxes, licenses and fees, excluding federal income taxes ..3,114,601 |.. ... 308,257 .268,581 |... .2,504,302 |..
25.  Increase in loading on deferred and uncollected premiums ............cccceevees foeeiciiiiinns 962,471 |.. (10,406) .858,619 |... 114,258 ..
26.  Net transfers to or (from) Separate Accounts net of reinsurance.. e (213,976,663) |- O e O [ O o0 el O | O 0 (213,976,663)
27.  Aggregate write-ins for deductions 2,861,132 2,860,274 778
28. Totals (Lines 20 to 27) 196,943,307 0 16,940,541 635, 181 1,651,655 177,712,743
29.  Net gain from operations before dividends to policyholders, refunds to
members and federal income taxes (Line 9 minus Line 28) (14,560,769) ...6,027,387 |... ...19,151,220 10,325,238 |.eevveeeeeeneenenenenn 0 o0 [ (50,558,911)
30. Dividends to policyholders and refunds to members 2,672,442 2,672,442 0 0 0
31.  Net gain from operations after dividends to policyholders, refunds to
members and before federal income taxes (Line 29 minus Line 30) .......... |-oeeeueens (17,283, 211) e [ P 3,354,945 |............. 19,151,220 oo 0 [ 10,325,238 |...veeeieieiiiiies (V18 RPN | ) RO (50,558,911)
32.  Federal income taxes incurred (excluding tax on capital gains) ...... (3,924,803) 0 (1,189,291) 0 0 132,315,357 0 (135,050, 869)
33.  Net gain from operations after dividends to policyholders, refunds to
members and federal income taxes and before realized capital gains or
(losses) (Line 31 minus Line 32) (13,308,408) 0 4,544,236 19,151,220 0 (121,990, 119) 0 84,491,958
34.  Policies/certificates in force end of year 83,770 0 8,381 9,885 0 435 0 65,069
DETAILS OF WRITE-INS
08.301. Management and service fee iNCOME ........cccceereereirieniieiiieiiinienrenieeees foreeieeiens 8,313,182
08.302. Miscellaneous ..........cccceevveevernenns .
08.303. Income from cross selling agreements .....
08.398. Summary of remaining write-ins for Line 8.3 from overflow page ...
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above) 8,412,463
2701. Interest credited 10 reinsUrers .......cccoeveeiiiiiniiniinineeneeneeneens e 2,860,192 |.eeevveeeieeieeeen 0 el 0 e 2,860,192
2702, Other deduCtions .......ccceeviiiiiiiiiiiiiiieiee e .940 .82
2703.
2798. Summary of remaining write-ins for Line 27 from overflow page .... ....0 .0
2799.  Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above) 2,861,132 2,860,274

(a) Include premium amounts for preneed plans included in Line 1
(b) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.
(c) Individual and Group Credit Life are combined and included on

page. (Indicate whether included with Individual or Group.)
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ANALYSIS OF OPERATIONS BY LINES OF BUSINESS - GROUP LIFE INSURANCE ©
1 2 3 4 5

7 8 9
Variable Universal Credit Life Other Group Life YRT Mortality
Total Whole Life Term Life Universal Life Variable Life Life (d) (@) Risk Only
1. Premiums for life CONracts ®) ..........cooiiiiiiiieie e
2. Considerations for supplementary contracts with life contingencies ...
3. Netinvestment income
4. Amortization of Interest Maintenance Reserve (IMR) .
5. Separate Accounts net gain from operations excluding unrealized gains or Iosses
6. Commissions and expense allowances on reinsurance ceded ....
7. Reserve adjustments on reinsurance ceded
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract
guarantees from Separate Accounts
8.2 Charges and fees for deposit-type contracts ..
8.3 Aggregate write-ins for miscellaneous income ..
9. Totals (Lines 1to0 8.3)
10. Death benefits
11.  Matured endowments (excluding guaranteed annual pure endowments) ..
12.  Annuity benefits
13. Disability benefits and benefits under accident and health contracts ..
14.  Coupons, guaranteed annual pure endowments and similar benefits .
15.  Surrender benefits and withdrawals for life contracts ..
16.  Group CONVEISIONS .....uveeiiiiiiiiiieeeeiiireeee e e e e e e e sinaeees
17.  Interest and adjustments on contract or deposit-type contract funds ..
18. Payments on supplementary contracts with life contingencies
19. Increase in aggregate reserves for life and accident and health contracts .
20. Totals (Lines 10 to 19) ..
21. Commissions on premiums, annu|ty consnderatlons and deposit:
business only) . .0 .
22. Commissions and expense allowances on reinsurance assumed .0 .0 .
23.  General insurance expenses .0 .0 .
24. Insurance taxes, licenses and fees, excluding federal income taxes . .0 .0 .
25. Increase in loading on deferred and uncollected premiums ..... .0 .0 .
26. Net transfers to or (from) Separate Accounts net of reinsuranc .. (165,232) .0 .0 .. (165,232)
27. Aggregate write-ins for deductions 0 0 0 0
28.  Totals (LINES 20 10 27) ..eeiiiiiiiieee ittt ettt e et e et e e s e anrees 121,884 0 0 121,884
29. Net gain from operations before dividends to policyholders, refunds to members and federal
income taxes (Line 9 MiNUS LiNE 28) ..........ccccvverieriirieieieiereereeeereeeeeeeeeeeeesesnesssesssnes foeeeesemsoesomseeneens (40, T13) Joociiiiiii O e O el O el 0 [ (46,713) [oveeeeeeeeeeeeeeeeeeen O e O e
30. Dividends to policyholders and refunds to members .. . 0
31.  Net gain from operations after dividends to policyholders, refunds to members and before
federal income taxes (Line 29 minus Line 30) rereeneeeeenneens e (46, 713) [ O e O e O e O [ (46,713) [ooeeeeeeeeeeeeeeeeeeen O [t O [
32. Federal income taxes incurred (excluding tax on capital gains) (14,086) 0 0 0 0 (14,086)
33.  Net gain from operations after dividends to policyholders, refunds to members and federal
income taxes and before realized capital gains or (losses) (Line 31 minus Line 32) (32,627) 0 0 0 0 (32,627)
34. Policies/certificates in force end of year 5 0 0 0 0 5
DETAILS OF WRITE-INS
08.301. Management and service fee income .0 . .. 12,064
08.302. Miscel laneous .. 0
08.303. Income from cross selling agreements ... .0
08.398. Summary of remaining write-ins for Line 8 3 from overﬂow page .0 .
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above) 0
2701.
2702.
2703.
2798.  Summary of remaining write-ins for Line 27 from overflow page
2799. Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above)

(
(
(
(

a) Includes the following amounts for FEGLI/SGLI:
b) Include premium amounts for preneed plans included in Line 1
c) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.
d) Individual and Group Credit Life are combined and included on

Line 1

page. (Indicate whether included with Individual or Group.)
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
ANALYSIS OF OPERATIONS BY LINES OF BUSINESS - INDIVIDUAL ANNUITIES @)

Deferred 6 7
2 3 4 5 Life Contingent
Variable Annuities Variable Annuities Payout (Immediate
Total Fixed Annuities Indexed Annuities with Guarantees Without Guarantees | and Annuitizations) Other Annuities
1. Premiums for individual annuity contracts o (5,479,676) ... 0 e O [ (5,479,676) [ O e 0
2. Considerations for supplementary contracts with life contingencies .. el 3,262,378 |...
3. NetinvestmentinCome ..........ccccciiiiiiiiiiniiiiin e
4. Amortization of Interest Maintenance Reserve (IMR)
5. Separate Accounts net gain from operations excluding unreallzed gains or Iosses
6. Commissions and expense allowances on reinsurance ceded ,819,
7. Reserve adjustments on reinsurance ceded .. (301,161,720)
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract guarantees from Separate Accounts ...60,851,532
8.2 Charges and fees for deposit-type contracts
8.3 Aggregate write-ins for miscellaneous income 15,302,872 80,486 15,745,386 0 (523,000) 0
9. Totals (Lines 1 to 8.3) (211,650,089) (218,084,249) 0 5,177,946 0
10. Death benefits
11.  Matured endowments (excluding guaranteed annual pure endowments)
12.  Annuity benefits
13. Disability benefits and benefits under accident and health contracts
14. Coupons, guaranteed annual pure endowments and similar benefits
15.  Surrender benefits and withdrawals for life contracts
16.  Group conversions
17.  Interest and adjustments on contract or deposit-type contract funds s s
18.  Payments on supplementary contracts with life contingencies e (2,520,304) | O e O el O el 0 (2,520,304) ..o 0
19. Increase in aggregate reserves for life and accident and health contracts (28,369,016) 0 (17,486,877) 0 (10,882,139) 0
20. Totals (Lines 10 to 19) 37,343,031
21.  Commissions on premiums, annuity considerations and deposit-type contract funds (direct business only) .. 2,721,721
22. Commissions and expense allowances On reiNSUranCe @SSUMEM ........ccoicuuuiiiiiiiiiierieeeiaiieeeeesesieeeeesssiieeeeessesinsseeessassseneeessassnseesssssssnnes [essnneeessssssnesssssssnneees O Joovvimereessssnnneesessssneeees 0 foovviiieeeeesiieeeeeeceeee 0 s 0
23. General insurance expenses 12,256,749 e 712,250 e O [l 11,242,652 301,847
24. Insurance taxes, licenses and fees, excluding federal income taxes . 728,303 |.. .. 118,673 9,445 |...
25. Increase in loading on deferred and uncollected PremMIUMS ......ooiiiiiiiiiiiiiii ettt e e e e e s s sineeeeessssnnnneeessessnnnes [oesnnnneessssssnnnessssssnnneees O fovrinereessssneeeesessineeees 0 v 0 s 0 foreeeeeeeeeeeeeeeee O [ 0
26. Net transfers to or (from) Separate ACCOUNtS NEt OF FEINSUIANCE. .........eeuviiuieriieiiieiiieiteeiteeieeeeeieseesieesseesseesseessessessesseesseesseesseessenssensnes [eeneesseennenns (810,089,260) |overiiniiniiii O o 0 e (315,229, 181)[c.eeeeeeeeeeeeeee (01 (856,084)
27. Aggregate write-ins for deductions 434 0 421 0 13
28. Totals (Lines 20 to 27) (276,171,322) 708, 131 (263,196,677) 0 (13,682,776) 0
29. Net gain from operations before dividends to policyholders, refunds to members and federal income taxes (Line 9 minus Line 28) .. 64,521,233 ..o 548,083 45,112,428 18,860,722 |...oceeeeeeeeeeeee 0
30. Dividends to policyholders and refunds t0 MEMDETS ...........ciiiiiiiiiiiiiie ettt ettt b ettt ebeebeebe b ees . 0 0 0 0 0
31.  Net gain from operations after dividends to policyholders, refunds to members and before federal income taxes (Line 29 minus Line 30) 64,521,233 548,083 45,112,428 18,860,722 |...oceeeeeeeeeeeee 0
32.  Federal income taxes incurred (excluding tax on Capital GAINS) ...........cceuiiueiueiierieiiieiestesteete e ste st e st et este st et esaeste st e saessessestessessessessessensenns 10,968,902 (514,375) 7,389,334 4,003,943 0
33. Net gain from operations after dividends to policyholders, refunds to members and federal income taxes and before realized capital
gains or (losses) (Line 31 minus Line 32) 53,552,331 1,062,458 37,723,094 0 14,766,779 0
34. Policies/certificates in force end of year 25,970 0 25,190 0 780 0
DETAILS OF WRITE-INS
08.301. Management and service fee income 15,055,119 |.. .15,055, 119 .0
08.302. Miscellaneous ........ccceeeveeveeiricennns . 247,753 |.. .. 690,267 ..(523,000)|...
08.303. Income from cross selling agreements o0 e 0 e O e
08.398. Summary of remaining write-ins for Line 8.3 from OVerfloOW PAgE ........cccuiiiiiiiiiiieit et [eeeeens e 0 e O e O Ll O e O e
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above) 15,302,872
2701, INTErest Credited 10 FEINSUTEIS ..ottt b et bt s et s e st e bt s et et e b et e b et eben e e beneateseaseseatenen [oenestenestenessesenseseneeseneas
2702. Other deductions ...
2703.
2798.  Summary of remaining write-ins for Line 27 from overflow page
2799.  Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above)

(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which which columns are affected.
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
ANALYSIS OF OPERATIONS BY LINES OF BUSINESS - GROUP ANNUITIES @

Deferred

2

Fixed Annuities

3

Indexed Annuities

4
Variable Annuities
with Guarantees

5
Variable Annuities
Without Guarantees

6
Life Contingent
Payout (Immediate
and Annuitizations)

Other Annuities

1. Premiums for group annuity contracts
2. Considerations for supplementary contracts with life contingencies
3. Netinvestment income
4. Amortization of Interest Maintenance Reserve (IMR) ...
5. Separate Accounts net gain from operations excluding unrealized gains or losses ....
6. Commissions and expense allowances on reinsurance ceded
7. Reserve adjustments ON rEINSUIANCE CEABM .........uuiiiiiiiiiiiiii ettt e ettt e e e e bbbt e e e e e bbbt e e e e e bt et e e e e e aabbeeeeeeeaabbeeeeeeanbennees
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract guarantees from Separate ACCOUNtS ............ [oereereiiiiiiniininnes (3 [0 N | AR | N AT 0 [l L) B
8.2 Charges and fees for depOSIt-tyPE CONMMIACES .........iuuiuiiuiiiiiiiiiiieeie ettt ettt b bt be bt et e ebe bt bt et e ebeebeebeabeeiesbesnenrees |oeeeeeaeeeeeseeseeaeeseeseeaneans 0 oo 0 oo O e 0 [ [0 [0
8.3 Aggregate write-ins for miscellaneous income 0 0 0 0
9. Totals (Lines 1t08.3). 16,877 0 0 16,877
10. Death benefits
11.  Matured endowments (excluding guaranteed annual pure endowments)
12.  Annuity benefits
13. Disability benefits and benefits under accident and health contracts
14. Coupons, guaranteed annual pure endowments and similar benefits
15.  Surrender benefits and withdrawals for life contracts ...
16.  GroUP CONVEISIONS ....ceeviiiuiiiieeeiiiirieeeseaiieeeeesenieneees
17.  Interest and adjustments on contract or deposit-type contract funds
18. Payments on supplementary contracts with life contingencies ............
19. Increase in aggregate reserves for life and accident and health contracts ....
20. Totals (Lines 10 to 19)
21. Commissions on premiums, annuity considerations and deposit-type contract funds (direct business only) ..
22. Commissions and expense allowances on reinsurance assumed
23. General insurance expenses
24. Insurance taxes, licenses and fees, excluding federal income taxes
25. Increase in loading on deferred and uncollected premiums ..........
26. Net transfers to or (from) Separate Accounts net of reinsurance
27.  Aggregate write-ins for deductions .....
28. Totals (Lines 20 to 27) 897,321
29. Net gain from operations before dividends to policyholders, refunds to members and federal income taxes (Line 9 minus Line 28) .. (880,444)
30. Dividends to policyholders and refunds to members . 0
31.  Net gain from operations after dividends to policyholders, refunds to members and before federal income taxes (Line 29 minus Line 30) ...................... (880,444) ... 0 [ O el 0 [ [0 (880,444) ...
32. Federal income taxes incurred (excluding tax 0N CaPItaAl GAINS) ......c.ueiuieiuieiuieriieiteeieeteete st e st esteesteesteesbeebeesbesssesseesseesseesseesseesseeseenseans (522,349) 0 0 (522,349)
33. Net gain from operations after dividends to policyholders, refunds to members and federal income taxes and before realized capital
gains or (losses) (Line 31 minus Line 32) (358,095) 0 0 (358,095)
34. Policies/certificates in force end of year 6 0 0 6
DETAILS OF WRITE-INS
08.301.
08.302.
08.303.
08.398. Summary of remaining write-ins for Line 8.3 from OVEIfIOW PAGE ........cevveuirieuirietiieieisteestee sttt seese st e se e sse e sesessesessesessesessesenennes |ooesessesensesenseseneeseeasenes (1 R 0 oo 0 e 0 o (1 R (1 R
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above) 0 0 0 0
2701.
2702.
2703.
2798.  Summary of remaining write-ins for Line 27 from overflow page ..
2799.  Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above)

(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

PERATIONS BY LINES OF

ANALYSIS OF O
1

BUSINESS - ACCIDENT AND HEALTH @
5 6 7 8 9

Comprehensive 4 10 1 12 13
(Hospital & Medical)
2 3 Federal
Medicare Employees Health Title XVII Title XIX Disability Long-Term
Total Individual Group Supplement Vision Only Dental Only Benefits Plan Medicare Medicaid Credit A&H Income Care Other Health
1. Premiums for accident and health contracts
2. Considerations for supplementary contracts with life contingencies ..
3. Netinvestment income
4. Amortization of Interest Maintenance Reserve (IMR) .........ooooeviiiiiiieeiininnns
5. Separate Accounts net gain from operations excluding unrealized gains or
JOSSES ..o
6. Commissions and expense allowances on reinsurance ceded ...
7. Reserve adjustments on reinsurance ceded
8.  Miscellaneous Income:
8.1 Income from fees associated with investment management,
administration and contract guarantees from Separate Accounts .
8.2 Charges and fees for deposit-type contracts D,9, ¢, G R D,0, 0, G D,9, ¢, G RN D,0, 0, G K
8.3 Aggregate write-ins for miscellaneous iNCOME ..........cccveeerureerreeeinneennd (24,874) 0 0 (24,874) 0
9. Totals (LINES 110 8.3) cuveieiureeeeiieeiieerireeesereeeeeeeereeesaeeesseeeenseeesnneeenned 1,284,262 0 1,284,262 0
10.  Death benefits XXX. XXX
11.  Matured endowments (excluding guaranteed annual pure endowments) . XXX XXX..
12.  Annuity benefits XXX. o e e XXX e e XXX i [ XXX [ XXX e e XXX e e XXX [ XX e XXX e XXX i e XXX [ XX [ XXX
13.  Disability benefits and benefits under accident and health contracts ... 750,326
14.  Coupons, guaranteed annual pure endowments and similar benefits
15.  Surrender benefits and withdrawals for life contracts
16.  Group CONVEISIONS ..cceuuueeeeennuiieeeeeennaeeeeennnaeeeeees
17.  Interest and adjustments on contract or deposit-type contract funds .
18.  Payments on supplementary contracts with life contingencies ....................
19. Increase in aggregate reserves for life and accident and health contracts ..
20. Totals (Lines 10 to 19) ..
21.  Commissions on premiums, annuity considerations and deposit-type
contract funds (direct business only)
22. Commissions and expense allowances on reinsurance assumed ..
23.  General iNSUranCe EXPENSES ...c..uuueeerrrruueeeeennneeeeeennaaeeeeennnas
24. Insurance taxes, licenses and fees, excluding federal income taxes .........
25. Increase in loading on deferred and uncollected premiums ............cc........
26. Net transfers to or (from) Separate Accounts net of reinsurance.
27.  Aggregate write-ins for deductions ............ccouuiiiiiiiiiiiii e
28.  Totals (LINeS 20 10 27) ..ccvuuiiiiiiiiiiiie e 296,734 0 0 0 0 0 0 0 296,734 0
29. Net gain from operations before dividends to policyholders, and refunds to
members and federal income taxes (Line 9 minus Line 28) .........ccccccveeeeesfeceieiiinnnnns 987,528 |...vvveeeeeeeiiienns [ O O eeiiiieeeeeeiienn O e, [ AR [0 OO [ AR [ [0 TN 0 fiinnnnns 987,528 |.cooveeeeeeeiieeeeee, [ 0
30. Dividends to policyholders and refunds to members...............cc.ccuveveennnnnen. 0 0 0 0 0 0 0 0 0 0 0 0
31.  Net gain from operations after dividends to policyholders, refunds to
members and before federal income taxes (Line 29 minus Line 30) ...........|cceeeicveennne 987,528 |...vvveeeeeeeiiienns [ O O eeiiiieeeeeeiienn O e, [ AR [0 OO [ AR [ [0 TN 0 fiinnnnns 987,528 |.ccoveeeeeeeiiieeeee, [ 0
32.  Federal income taxes incurred (excluding tax on capital gains) ................... 226,472 0 0 0 0 0 0 0 0 226,472 0 0
33.  Net gain from operations after dividends to policyholders, refunds to
members and federal income taxes and before realized capital gains or
(losses) (Line 31 minus Line 32) 761,056 0 0 0 0 0 0 0 761,056 0 0
34.  Policies/certificates in force end of year 3,388 0 0 0 0 0 0 0 0 3,388 0 0
DETAILS OF WRITE-INS
08.301. Management and service fee iNCOME ........cccceevieriierieeriienieneeee e .0 .0
08.302. MiSCEITANEOUS ....c.eoueiiiiiiicee s L0 .0
08.303. Income from cross selling agreements .........cccooerieeneineiiiniieiieneenen .0 .0
08.398. Summary of remaining write-ins for Line 8.3 from overflow page 0 .0
08.399. Totals (Lines 08.301 thru 08.303 plus 08.398) (Line 8.3 above) 0 0
2701.
2702.
2703.
2798. Summary of remaining write-ins for Line 27 from overflow page ... . .. .
2799.  Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above) 0 0 0 0 0 0 0 0 0 0

(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.



L2

ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

ANALYSIS OF INCREASE IN RESERVES DURING THE YEAR - INDIVIDUAL LIFE INSURANCE @
1 2 3 4 5 6 7 8

9 10 1 12
Universal Life YRT
With Secondary Variable Credit Life ® Other Individual Mortality
Total Industrial Life Whole Life Term Life Indexed Life Universal Life Guarantees Variable Life Universal Life (N/A Fratermal) Life Risk Only
Involving Life or Disability Contingencies (Reserves)
(Net of Reinsurance Ceded)
1. Reserve December 31 of prior year ..... .906,394,478 |.... .250,548,306 .594,547,361 |.... L0
2. Tabular net premiums or considerations ..... ..88,212,612 | 0 [ 6,780,814 |... ...74,596,946 |... 0.
3. Present value of disability claims incurred .............cococoveeeerennnns fooeereeeene 466,39 |... e (30,066) [ 498,188 [ O [ 30T | O i 0 e (2,037) 0.
4. Tabular iNErest .......ccoveuricerieieieeeicieee s | 41,112,328 | 0 o 10,991,604 |..........1,919,132 [ O [ 883,749 [ O [ 0 27,347,842 0
5. Tabular less actual reServe released .............oouiererrninieeennens foeveeieieisnesieinans 0 e 0 e 0 Joeenrrreeeenen 0 e 0 Lo O i O e 0 [ 0
6. Increase in reserve on account of change in valuation basis ......... | 0 e 0 e 0 Joeenrrreeeenen 0 e 0 Lo O i O e 0 [0 0
6.1 Change in excess of VM-20 deterministic/stochastic reserve over
NEL PrEMIUM FESEIVE ...t eseaesnnens oeseeeeneneeseeeieeiens [V XXX oo [ [ [ [V [ [V [V XXX oo oo [0 0
7. Otherincreases (net) . . (2,431,420) 0 288 (5,059) 0 (2,044) 0 0 (2,424,605) 0 0 0
8. Totals (Lines1t07) ... e 1,033,754,39% | 0 [ 268,290,957 |.......... 50,443,726 |...ocociviiie 0 | 20,954,203 |...ooovieienienn 0 e 0 e 694,065,507
9. TabUIAr COSt ..ottt e 288,315,319 |... IR 7,796,267 |... 1,246,626 |... -....... 265,953,865 |...
10. Reserves released by death .............cccceeeiviiicveesieiceeesienes Joeceeens 11,154,698 |..oooivviinien 0 [ 4,374,571 [ 117,332 [ 0 | 132,271 [ O o 0 6,530,525
11. Reserves released by other terminations (Net) .........c.cccoevevevereeis foereeeenes 43,706,931 [.ooiiiirienn 0 [ 11,309,443 |........... 2,040,658 |........occvverenee (V1N 1,318,991 [ 0 e 0 o 29,037,839
12.  Annuity, supplementary contract and disability payments involving
life CONtINGENCIES ... oo T ATVATT e [ P 170,082 |.............. 263,164 |..ooooiiie [ R L K [ (U1 P 738,118 | [ [ 0
13.  Net transfers to or (from) Separate ACCOUNtS ..........ccccceerireririrnennns (213,976,663) 0 0 0 0 0 0 0 (213,976,663) 0 0 0
14.  Total Deductions (LINeS 910 13) ....cccvrruririciiiinirireccceeee e 130,371,761 0 23,650,362 15,739,714 0 2,698,001 0 0 88,283,684 0 0 0
15.  Reserve December 31 of current year 903,382,633 0 244,640,595 34,704,012 0 18,256,202 0 0 605,781,823 0 0 0
Cash Surrender Value and Policy Loans
16. CSV Ending balance December 31, current year ............ccoevveuens [oenee 4,035,985,428 |........coocvviiinn. [ 203,605,004 |......ccvvvirierrenne [ 0 | 17,751,664 | [ 0. 3,814,628,760 |......cccevevenennene. [0 [0 0
17. Amount Available for Policy Loans Based upon Line 16 CSV 3,632,386,885 0 183,244,503 0 0 15,976,498 0 0] 3,433,165,884 0 0 0
(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected. ...

(b) Individual and Group Credit Life are combined and included 0N .........cccoiiiiiiiiii e page. (Indicate whether included with Individual or Group.)
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
ANALYSIS OF INCREASE IN RESERVES DURING THE YEAR - GROUP LIFE INSURANCE @

(N/A Fraternal)
3

1 2 4 5 6 7 8 9
Variable Other YRT
Universal Credit Group Mortality
Total Whole Life Term Life Universal Life Variable Life Life Life ® Life Risk Only

Involving Life or Disability Contingencies (Reserves)
(Net of Reinsurance Ceded)

1. Reserve December 31 Of Prior YEaT .........cccuiiiiiiiiieieieeeee et | 0

2. Tabular net premiums or CONSIAErations ...........ccceerueeiuiiiieriieiiesiesieeneeeie e see e e 0

3. Present value of disability claims inCurred ...........ccccooiiiiiiiiiiiiiieneeeeeeeeeees oo 0

4. Tabular interest .........cococeeeeerennrreenns 0.

5. Tabular less actual reserve released ..............cocooiiiiiiiiiiiieicereeee e [ 0

6. Increase in reserve on account of change in valuation basis ...........c.ccccceeeererenne. 0 0 0 0 0 0 0 0 0

7. Otherincreases (net)

8. TOtals (LINES 110 7) ottt ettt

9. TabUIAr COSt ...
10. Reserves released by death .. L0 0. .0 0. .
11.  Reserves released by other terminations (NEt) ............cccceeeveveeeieieveuceeieeeeeeeeeieies [eeeereserese s [0 [0 [0 [0 [0 [0 [0 [0 0
12.  Annuity, supplementary contract and disability payments involving life

CONENGENCIES .....vvvveiieceetete ittt ettt s et e st s s s s ssse s b s s s sens [eoceeeesesencicese e s s cecaen [0 [0 [0 [0 [0 [0 [0 [0 0
13.  Net transfers to or (from) Separate Accounts . 0 0 0 0 0 0 0 0 0
14.  Total Deductions (LINES 910 13) ...c.eovevvveeeicieiceiieeeeece et 0 0 0 0 0 0 0 0 0
15. Reserve December 31 of current year 0 0 0 0 0 0 0 0 0
Cash Surrender Value and Policy Loans

16. CSV Ending balance December 31, CUITENt YEAF ............ccccveveveveveeerereeieeeeeeieiesens [rereeieieneens 13,818,499 [ [0 [0 [0 [V P, 13,818,499 |...ooveccce [0 [0 0
17.  Amount Available for Policy Loans Based upon Line 16 CSV 12,436,649 0 0 0 0 12,436,649 0 0 0

(a) Indica

(b) Individual and Group Credit Life are combined and included on

te if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.
page. (Indicate whether included with Individual or Group.)
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

AL ANNUITIES @

ANALYSIS OF INCREASE IN RESERVES DURING THE YEAR - INDIVIDU
1

Total

Deferred 6 7

2

Fixed Annuities

3

Indexed Annuities

4 5
Variable Annuities Variable Annuities
with Guarantees without Guarantees

Life Contingent
Payout (Immediate

and Annuitizations) Other Annuities

Involving Life or Disability Contingencies (Reserves)
(Net of Reinsurance Ceded)

1. ReSErve DeCEmMDEr 31 Of PIiOM YEAI .......cviiiiiiiiite ettt e et e et e e e e e b e et e e e e b et et et e et e e e enenne e

2. Tabular net premiums or considerations .....

3. Present value of disability claims incurred .

L - 1o TU = 0 (= (=] TP

5. Tabular [€ss aCtUal rESEIVE MEIEASEM .........cc.eiiiiiiiiiiiee ettt he e bt e bt et e bt e abeeaeeeheeeheeebe e be et e emseenneanneeanesbeeaneenbeans

6. Increase in reserve on account of change in Valuation DasIS ............ccoiiiiiiiiiiie et [ee e e 0 [ O e O e

7. OtherinCreases (NEt) ......cococeueererecurereeerireeeeeeeeeseseeeeeeeeens 0

8. TOAIS (LINES 110 7) w.vviuieieiiieeceetce ettt ettt ettt ettt s ettt et e s s e e s e s et et et e s essse s es e s et et esesesess s et et et esesesessssssssesesesesesesnssenssananas [erereseseananas 167,979,952

Q. TADUIAI COSL ...ttt ettt ettt ettt et a st e s et et e s e s e aess s e s e s a2 e s et e s essae s e s e s et et et esessas s es et et esesesnssasesesesesesesesnananaseseseses [eeeeeeenen ettt 0 [ O e O e
10.  Reserves released by death ..........c.oociiiiiiiiiiiie ettt snesnesnesneesneesneenneennesnnesnnesnnesnenne [eneeneenne s KKK ureniennieneend e XK e b XK el XK
11.  Reserves released by other terMiINAtIONS (NEL) ..........cceviviueuiiriiiieteteieieet ettt s et s st s st sss et ese bbb snsssesesesessnsnsesenas ...46,553,185 |... ...46,553,185 |...
12.  Annuity, supplementary contract and disability payments involving life CONINGENCIES ..........cccoovoiriririeieiiiiiieesieeeieieeee e oot (389,693)|.....ceveveeeerreenes O [ O 2,130,611 (2,520,304)
13.  Net transfers to or (from) Separate Accounts . (1,182,131) 224,727 0 (1,406,858) 0
14, Total DedUCHONS (LINES 90 13) ...viiiiveiiieiiiiiieteieieeeiete ettt s bbbt s s s s s bbbt ns bbb b ss s s s st s s s s s s s 44,981,361 48,908,522 0 (3,927,161) 0
15. Reserve December 31 of current year 122,998,591 83,596,697 0 39,401,895 0

Cash Surrender Value and Policy Loans

16.  CSV Ending balance DECEMDET 31, CUITENE YEAT ..........ccccveiieieiuereieiieieese e iesessee st ssssese st ssssse sttt sssssesesessssssssesesassssnsssesesassssns |reseeeseninns 2,983,967,038 |.....cooveverierrienieens 0 o 0 | 2,983,967,038 |.....ovevieicice (0 U (0 U 0
17. Amount Available for Policy Loans Based upon Line 16 CSV 1,495,020,897 1,495,020,897 0 0 0

(a) Ind.ica

te if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
ANALYSIS OF INCREASE IN RESERVES DURING THE YEAR - GROUP ANNUITIES @

(N/A Fraternal)
1

Deferred 6 7
2 3 4 5 Life Contingent
Variable Annuities Variable Annuities Payout (Immediate
Total Fixed Annuities Indexed Annuities with Guarantees without Guarantees and Annuitizations) Other Annuities
Involving Life or Disability Contingencies (Reserves)
(Net of Reinsurance Ceded)
1. RESEIVE DECEMDET 31 O PHOT YEA .......o.cucecveieeeceeee oot eeceete e teeeeeasaetesesesasasaesssesesssasaesesesessnsssesssesesssassssesesasssansesssesansssssssssasnananen |oesssssesesssasnaneees 328,003 328,003
2. Tabular net premiums or considerations ..... .0
3. Present value of disability Claims INCUITEA ........cc.iiiiiiiii ettt e s seesee e e sneesneenneenneenesnnesnnesnnens [eenneenneenne KKK terie s
4. TADUIAE IMEEIEST ....ceeviviice ettt bbb bt h bbbttt b et bbbttt ettt n e nnes [eoni st 0]
5. Tabular [€ss actual rESEIVE MEIEASEM ...........cueiiiiiiiiiiiii ittt b ettt b e et st she e sbeesbeeeb e e be e bt e bt enesane s [erenne e )
6. Increase in reserve on account of change in Valuation DASIS ...........cccoiiiiiiiiiiie s [t
7. Otherincreases (Net) .......ccocevereneiiniieiereseseees
S e = [ (IR Ty (o R 4 TP
LS 1= 1o TV = o7 ) PP
10. Reserves released by death
11.  Reserves released by other terMINAtIONS (NEL) ............ccioieiiieiiieicecteeiee ettt ettt ea s s sttt sesessss s s esesesesesessssssesssasesesess [oeseseasssssesesesennnens 12,793
12.  Annuity, supplementary contract and disability payments involving life CONtiNGENCIES ..........cccoiiiiiiiiiiii e [ 0
13.  Net transfers to or (from) Separate Accounts (12,793) (12,793)
14, Total DEdUCHONS (LINES Q10 13) ...ouiuiuiiiiieieietetceeeee ettt ettt ettt ettt es s e s e s et e s esesessae s et et et et esesesess s es et esesesesesssnssesesesesesesesnananna 0 0
15. Reserve December 31 of current year 303,982 303,982
Cash Surrender Value and Policy Loans
16.  CSV Ending balance DECEMDET 31, CUITENE YA ...........c.ceueuiiieeeeieteteeieeeeeeetesesesesesesseesesesesesesessssssesesesesesesessssssesssesesesesessssssasssasases |oeessssssssseseseneneaeasseaneeas 0 Joereeeeerrmrmeeeeeeneeenes O et O e O [0 [0
17.  Amount Available for Policy Loans Based upon Line 16 CSV 0 0 0

(a) Indica

te if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected.




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

EXHIBIT OF NET INVESTMENT INCOME

1 2
Collected During Year| Earned During Year

1. (WS T CTo Y=Y 0T 1 T=Y 0T i oo o[- () — 4,118,976 |..ccooveeeeee. 3,642,206

St O =TT (o =Yty g T ol U RS TR - U PSPIN () P 0

1.2 Other bonds (unaffiliated) .. @) - 31,090,166 |.

1.3 Bonds of affiliates ................. e (@) e 0

2.1 Preferred stocks (unaffiliated) .. [ () .. L0

2.11 Preferred stocks of affiliates ..... (b) .. L0

2.2 Common StOCKS (UNAFFIIATEA) .......eiiuiiiieiiee e bbbt ettt ettt sat e saeesbeesbeesbeenbeebeeneennen |eenes .0

2.21  CommoON StOCKS OF @FfIlIAIES ........eieieeee ettt ettt e e st e et e s e e s e e s e e e e e s e eneeeseesneenneennes |oeeesie it e e e e 0

3. (o] (o E=To [N [o =T o PSSRSO UUPRURTRPPTOPPUUPTORRURTPRRPRRRR I (¢ SO

4. Real estate ......

5 CONMFACE IOANS ... e e et a e e e e e s e e e e e s e e e e e s e e e e e s eeseeeee s ee s e e eaeseeseeseesaesnesnesneseesnesnnsneans [eremnnnnanees

6 Cash, cash equivalents and short-term iNVESTMENTS ............cccooiiiiiiiiie e seeeeesneens | (€) ceeiiiians

7 Derivative instruments

8. Other invested assets

9. Aggregate Write-ing for iINVESIMENT INCOME ...........c.ciuiiiiiieiceetee ettt ettt et es ettt s s s s s es et e setesessan s sssnesases |oeeeseeseeeeeeseneeenes 1,699
10. Total gross investment income 64,090,494
11. INVESTMENT EXPENSES ... .ttt ettt ettt ettt e e a et sheeebeesh e et e e bt ea bt ea et eae e eh e e 4h e e eh e e b e e bt ea et ea et ea e e ea e e £R e e Ah e e AR e e bt e abeem bt eaeeeaeeeheesheenbeenbeenbeenbeennennne
12. Investment taxes, licenses and fees, excluding federal INCOME tAXES ........oiuiiiiiiiiiii ettt b e b ettt ettt e s et e saeesbeesbeebeens
13. Interest expense
14. Depreciation on real estate and Other INVESIEA @SSEES ........cc.iiiuiiiiii ittt ettt a e bt e b e e s bt et e e be e beenbeeatesaeesbeesbeesbeenbeens
15. Aggregate write-ins for deductions from investment income
16. Total deductions (LINES 11 thrOUGN 15) ...ttt a e et et e et e e a e e e st e ea e e es e e et e st e s s e e a s e e aeeea e e ea e e eaeeas e e st enseenseenseenseeneeaneenneenneennen
17. Net investment income (Line 10 minus Line 16)

DETAILS OF WRITE-INS

0901. Miscellaneous iNVESTMENT INCOME  ..o..oooiieieioecee ettt ettt ae et e e teeaete s st et etennstenseeenssaesesennneeesnsnennans |ooeeseeeeneesiseeeneenas 1,699 [, 1,699
0902, ettt et £t a £t a £t e h et ek et e e et eh oA £ et oA £t e R £ et e e £t ek et eh et e h et eh et eh e s e e b e R £ eb e st et e st et es et eh et ettt ese e ese s etenteaennes [ohetete st et et ettt et ettt eies [etese ettt
0903. ..
0998. Summary of remaining write-ins for Line 9 from oVerfloOW PAgE ..........coiiiiiiiiiiee et see e [eeee e [0 0
0999. Totals (Lines 0901 thru 0903 plus 0998) (Line 9, above) 1,699 1,699
1501. CSA collateral rebate expense
1502.
1503.
1598. Summary of remaining write-ins for Line 15 from OVEIIOW PAGE .........oiuiiiiiiiii ettt et et et eesae e e e e e e et e eneeeseeeneenneenneennees [eaesnesee st e ssae e 0
1599. Totals (Lines 1501 thru 1503 plus 1598) (Line 15, above) 566,540

(@) Includes $
(b) Includes $
(c) Includes $
(d) Includes $
(e) Includes $
(f) Includes $

(9) Includes $

accrual of discount less $
accrual of discount less $

accrual of discount less $

for company’s occupancy of its own buildings; and excludes $

accrual of discount less $
accrual of discount less $

investment expenses and

segregated and Separate Accounts.

(h) Includes $
(i) Includes $

0 interest on surplus notes and $

0 depreciation on real estate and $

$

1,952,555 amortization of premium and less $
0 amortization of premium and less $

8 amortization of premium and less $

0 amortization of premium and less $

0 amortization of premium.

interest on capital notes.

0 depreciation on other

0

invested assets.

142,541

paid for accrued interest on purchases.

0 paid for accrued dividends on purchases.

0 paid for accrued interest on purchases.

interest on encumbrances.

0 paid for accrued interest on purchases.

investment taxes, licenses and fees, excluding federal income taxes, attributable to

EXHIBIT OF CAPITAL GAINS (LOSSES)

4 5
Total Realized Change in Change in Unrealized
Realized Gain (Loss) Other Realized Capital Gain (Loss) Unrealized Foreign Exchange
On Sales or Maturity Adjustments (Columns 1 + 2) Capital Gain (Loss) Capital Gain (Loss)

1. U.S. Government bonds ..........cccceueeeveeeerucuereveeenns feeeeeneeenenenn (1,906,957) (1,906,957)

1.1 Bonds exempt from U.S. tax

1.2 Other bonds (unaffiliated) ....

1.3 Bonds of affiliates ................

2.1 Preferred stocks (unaffiliated) .

2.11  Preferred stocks of affiliates ............cccoveeiiiienne

2.2 Common stocks (unaffiliated)

2.21 Common stocks of affiliates .

3. Mortgage 10ans .........cccceeiiriiiiiiie e

4. Real estate ........ccocviiiiiiiiic e

5. Contract 10anS .......c.coeveiiiiiiiiire e o

6. Cash, cash equivalents and short-term investments |..........c.cccoceiiiiis X

7. Derivative iNStruments ...........ccocccvvevreerieenseeeinens . (1,154,970)|. .. (1,727,056)

8. Other iNVEStEd @SSELS ........cevveeeececeeeeieeeeeeeceeieerena [eeeeeeieiseeeeeeeeeeeeae . (155,699 .. 0

9. Aggregate write-ins for capital gains (I0SS€S) .......... |-oeoerrrrvrcccne (1,963) v (223) | (2,186) | e O [ 0
10. Total capital gains (losses) (9,956,979) 368,941

DETAILS OF WRITE-INS
0901. Other realized capital gain (10SS) ...cccoovviovceiens fovererccicirinne (1,963) e (223) [ (2,186)|.eveveveeeieeeee [0 U 0
0902.
0903.
0998. Summary of remaining write-ins for Line 9 from
OVEITIOW PAGE ....voveeieiieietceeeeee e [ [OOSR [0 U [0 U [0 U 0
0999. Totals (Lines 0901 thru 0903 plus 0998) (Line 9,
above) (1,963) (223) (2,186) 0 0




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

EXHIBIT - 1 PART 1 - PREMIUMS AND ANNUITY CONSIDERATIONS FOR LIFE AND ACCIDENT AND HEALTH CONTRACTS
! ? ’ Indi\:}dual ° ° ! Other Eines of
Total Individual Life Group Life Annuities Group Annuities Accident & Health Fraternal Business

ook wn =

©®N

1.
12.
13.

14,
15,
16.

17.
18.
19.

20.

Uncollected
Deferred and accrued

Deferred , accrued and uncollected:

3.1 Direct

3.2 Reinsurance assumed ..

3.3 Reinsurance ceded ...
3.4 Net (Line 1 + Line 2)
Advance
Line 3.4 - Line 4 ....
Collected during year

(S 2 =T ST URR USRI 381

6.2 Reinsurance assumed
6.3 Reinsurance ceded ...

Prior year (uncollected + deferred and accrued - advance) .......
First year premiums and considerations:

9.1 Direct
9.2 Reinsurance assumed
9.3 Reinsurance ceded
9.4 Net (Line 7 - Line 8)

FIRST YEAR (other than single)

SINGLE

Single premiums and considerations:

10.1 Direct .....oocvvvrinnn.
10.2 Reinsurance assume
10.3 Reinsurance ceded .
10.4 Net

Uncollected
Deferred and accrued

Deferred, accrued and uncollected:

13.1 Direct ....ooocvvvrien,
13.2 Reinsurance assume

13.3 Reinsurance ceded ....
13.4 Net (Line 11 + Line 12) ..

Advance

0

..................... 3,617,545

(4,016,972)
...................... 6,261,754

LiNe 13.4 - LiNE 14 .o [re e 2,014,401

Collected during year:
16.1 Direct

16.2 Reinsurance assumed

16.3 Reinsurance ceded

Prior year (uncollected + deferred and accrued - advance)
Renewal premiums and considerations:

19.1 Direct

19.2 Reinsurance assumed
19.3 Reinsurance ceded ....
19.4 Net (Line 17 - Line 18) ...

Total premiums and annuity considerations:

20.1 Direct

47,539,698

80,221,018

.0
,220,381 |..

. 3,617,545 |...
.0
0.

11,448,236 |..
,244,782 |..

78,764,436 |..
80,778,837 |..

.................... 49,097,395 |.

. 1,199,005

0

w0
1,199,005 |..

. 3,617,545 |..
.0
0
. 3,617,545

(2,529,332)

..6,261,754

33,030,835

85,538,316 |..
89,123,285 |..

85,296,431

3,331,965 |..

3,818,990

“(2.971.921)

3,818,990

(1,275,105) |o..ovreiicce

(5,500,962) 0

....... 3,492,095

(097, 118)

....... 3,871,027

425,549

... 423,898 |.
.. 128,435 |.

....... 3,445,478 |

134,156,339

................... 126,445,036

.............. 3,840,276

....... 3,871,027

20.2 Reinsurance assumed 0 0 0
20.3 Reinsurance ceded ,097,395 | ,331,965 ,319,952
20.4 Net (Lines 9.4 + 104 + 19.4) 85,058,944 90,113,071 (5,479,676)
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
EXHIBIT -1 PART 2 - POLICYHOLDERS' DIVIDENDS, REFUNDS TO MEMBERS AND COUPONS APPLIED, REINSURANCE COMMISSIONS AND

EXPENSE ALLOWANCES AND COMMISSIONS INCURRED (Direct Business Only)
1 2 3 4 5

6 7 8
Individual Other Lines of
Total Individual Life Group Life Annuities Group Annuities Accident & Health Fraternal Business
POLICYHOLDERS' DIVIDENDS, REFUNDS TO MEMBERS AND COUPONS APPLIED
(included in Part 1)
21, TO PaY reNEWAl PrEMIUMS .......o.eviveviieieieetesetieesesesessssssese s st sssssssese s s s sssesesess s sssesesesssensesesessssnsssesesas [oetesessssacensenanas 155,978 [.ooveveriienne. 155,978 [ooooeeieeccieeeeeeee 0 [ 0 [ [0 0 fooveeereeeeeeeeeeeeeeen 0 o
27 N e 13T TSRS TR 1,563,970 |oeoveeriicnne 1,563,970 |veoeeeccereeciee [0 [0 [0 0 [0 o
REINSURANCE COMMISSIONS AND EXPENSE ALLOWANCES INCURRED
23. First year (other than single):
23.1 REINSUIANCE CEABA ......vvieiieiiieieieteie ettt ettt e ettt esesese e e e s s s sesenenes [ebesenesenesess et e s e s [OOSR [OOSR [OOSR [OOSR 0 [ 0 foerrererreeeeeiereneen 0 o
23.2 REINSUTANCE @SSUMEA ........vevivieieeeceiieteteteeeaee ettt s as sttt esesessas s st sesesesessassesesesesesesssssssasnas [eoesenessesssseseseseneneneaeaen [0 [0 [0 [0 [0 0 [0 o
23.3 Net CEAEA 1ESS @SSUMEM ......cvoviviiiiieieieteiee sttt st et s e et s et ese s e e e ssens [ebesen ettt ee e es [OOSR [OOSR [OOSR [OOSR 0 [ 0 foerrererreeeeeiereneen 0 o
24. Single:
24.1 REINSUFANCE CEARA .......oiiiiiiiiiiiie ittt ettt sa e sb e e b e b b e an e e eae e

25.

26.

27.
28.
29.
30.
31.

24.2 Reinsurance assumed
24.3 Net ceded less assumed
Renewal:

25.1 REINSUrANCE CEARA ..ottt et sa et b et eae e
25.2 REINSUIANCE @SSUMET .....couuiiuiiiiieitieie ettt ettt et et e et et e et esa e e eaeesseesbe e bt e beenteenbeenbeaneesneesaeenaeennean
25.3 Net ceded 18SS @SSUMEM .........oouiiiiiiiiiiie et
Totals:

26.1 Reinsurance ceded (Page 6, Line 6) .......
26.2 Reinsurance assumed (Page 6, Line 22)
26.3 Net ceded 18SS @SSUMEM .........ooiiiiiiiiiiite ettt
COMMISSIONS INCURRED (direct business only)

Deposit-type CONTACE FUNAS .......oeiiii ittt esbe et e e neeneenee
Totals (to agree with Page 6, Line 21)

................. 12,726,154 |.ooooiee 4,305,470 o O e 7,815,415 B8 [ 606,20 [0
................................. 0 [0 o0 0 o O e O o0
12,726,154 4,305,470 0 7,815,415 68 605,201
12,726,154 | 4,305,470 |....ovoriiae 0 [ 7,815,415 | 68 [ 605,201 |...ooovocccceeennn O
0 0 0 0 0 0
................. 12,726,154 |.ooooee 4,305,470 o O e 7,815,415 B8 [ 0606,201 [0
....................... (7,277 oo (TA82) |0 e (9,838 [ O [0 o0
........................ 47,988 ... O il O [ 7,988 | 0 e O 0 L
................... 3,005,463 [....ccoovvireenn 48,002 [ 287,116 | 2,741,530 0 18,806 [0 e
0 0 0 0 0 0
3,126,174 40,560 287,116 2,779,692 0 18,806




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
EXHIBIT 2 - GENERAL EXPENSES

3.22 Payments to agents under non-funded benefit

3.31 Other employee welfare
3.32 Other agent welfare

plans

Legal fees and expenses ..
Medical examination fees ..
Inspection report fees
Fees of public accountants and consulting
actuaries
Expense of investigation and settlement of policy
claims
Traveling expenses
Advertising
Postage, express, telegraph and telephone
Printing and stationery
Cost or depreciation of furniture and equipment
Rental of equipment ..
Cost or depreciation of
software
Books and periodicals ...
Bureau and association fees .
Insurance, except on real estate ..
Miscellaneous losses
Collection and bank service charges
Sundry general expenses
Group service and administration fees ....
Reimbursements by uninsured plans ..
Agency expense allowance
Agents’ balances charged off (less $
recovered)
Agency conferences other than local meetings ....
Official publication (Fraternal Benefit Societies
Only)
Expense of supreme lodge meetings (Fraternal
Benefit Societies Only)
Real estate expenses
Investment expenses not included

elsewhere

19.780.381 |

0
454.996

538,437 |..

Insurance 5 6 7
1 Accident and Health 4
2 3 All Other Lines of
Life Cost Containment All Other Business Investment Fraternal Total

1. 788,589 |.... 808,868
2. Salaries and wages ... . 11,392,999 0 . 12,250,673
3.11 Contributions for benefit plans for employees ......|............. 3,629,900 [.oovveereieiienenn0 oo 2,947 9,950,580 .. 13,682,697
3.12 Contributions for benefit plans for agents ............[................ 16,788 [0 o 18 e 0 [0 o0 e 16,801
3.21 Payments to employees under non-funded benefit

PIANS .ttt e ciee ettt 0 [ 0 [ 0 [ 0 foeeiieiiiiid (1 S (1 N 0

................ 702,090

296,430

171,009
...373,757

538,437

9.3 Aggregate write-ins for expenses .... 0 20,252,163
10.  General expenses incurred ...... [ESCTITPPIYSY NN 39,268,618 ..o o 34,917 [ 10,461,909 2,453,318 ...52,218,762
11.  General expenses unpaid Dec. 31, prior year .... 1,023,258 .. (453,810)|.. 0. ...573,001
12.  General expenses unpaid Dec. 31, current year ... ...1,068,379 |.... (476,962) 595,060
13.  Amounts receivable relating to uninsured plans,
prior year .0
14.  Amounts receiv.
CUITENE YEAT .. eeieerieeteeeteeeteeeteeeveeneens 0 0 0 0 0 0 0
15.  General expenses paid during year (Lines 10+11-
12-13+14) 39,223,497 0 34,917 10,485,061 2,453,318 0 52,196,793
DETAILS OF WRITE-INS
09.301. Consultant/contracted services . . 13,848,697 . 13,854,788
09.302. Third party administration .... 5,940,684 6,397,375
09.303.
09.398. Summary of remaining write-ins for Line 9.3 from
OVEIfIOW PAGE. ...c.veeveeiieiieieeie et eie e saee s [erreenee e [V [V [V [V 0 | [V FOROTRRRION 0
09.399. Totals (Lines 09.301 thru 09.303 plus 09.398)
(Line 9.3 above) 19,789,381 0 7,786 454,996 0 0 20,252,163

(a) Includes management fees of $

...................... 5,185,707 to affiliates and $

(b) Show the distribution of this amount in the following categories (Fraternal Benefit Societies Only):

1. Charitable
5. Religious

EXHIBIT 3 - TAXES, LICENSES AND FEES (EXCLUDING FEDER

; 2. Institutional . $
; 6. Membership $

0 to non-affiliates.

0 ; 3. Recreational and Health $

AL INCOME TAXES)
4 5 6

Insurance
1 2 3
Accident and All Other Lines
Life Health of Business Investment Fraternal Total
1. Real estate taxes ...
2. State insurance department licenses and fees
3. State taxes on premiums ...........ccceeeeeennnn
4.  Other state taxes, including $
for employee benefits 178,720 |.... 185,440
5. U.S. Social Security taxes . 663,593 |.... 664,041
6. All other taxes .................... 188,587 215,946
7. Taxes, licenses and fees incurred ... .. 3,845,825 |. 3,887,852
8. Taxes, licenses and fees unpaid Dec. 31, prior year 889,811 |.... .. 1,120,603
9. Taxes, licenses and fees unpaid Dec. 31, current year........ 771,306 999,823
10. Taxes, licenses and fees paid during year (Lines 7 + 8 - 9) 3,964,330 44,302 0 0 0 4,008,632
EXHIBIT 4 - DIVIDENDS OR REFUNDS
1 2
Life Accident and Health
1. Applied to pay renewal premiums
2. Applied to shorten the endowment or premium-paying period
3. Applied to provide paid-up additions
4.  Applied to provide paid-up annuities .
5. Total Lines 1 through 4 ........... B I 1,719,948
6. Paidin cash ... 890,194 |..
7. Left on deposit
8.  Aggregate write-ins for dividend or refund options .
9. Total Lines 5 through 8 .2,690,084 |..
10.  Amount due and unpaid 11,317 .
11.  Provision for dividends or refunds payable in the following calendar year .. .1,810,876 |..
12, TIMINGAI QIVIAENAS ..eeiiiiiiiiiiiiiieiieeieeeeeeeee et ettt et ettt ettt et ettt ettt ettt eeeeeeeeeeeeeeeeeeeeeeeeeee e e e e e e e s s e s esssseesesaeseessesseesesssssssnssssessssesessssessesnnssennnnnnns |oeiiieeseeeeeeseeeeseees 433,540 |..
13.  Provision for deferred dividend CONIaCS ............ccoiiiiiiiiiiiiiiiiiiiiiiiiccc e | 0
14.  Amount provisionally held for deferred dividend contracts not included in Line 13 0
15.  Total Lines 10 through 14 ... e e s e s e s s e e e s s s e s e s e s s e e sssessesssseseees | e e e e e 2,255,733
16.  Total from prior year 2,273,375
17.  Total dividends or refunds (Lines 9 + 15 - 16) 2,672,442
DETAILS OF WRITE-INS
0801.  Dividends used to pay interest on poliCYROIAEr TOANS ...cciuiiiiiiiiiiiieiiiie ettt e e e s e e e e s seeesnseesnneesnnnessnneesnns | esnbeesnneeesbeeenneees 50,941 .0
0802.
0803.
0898. Summary of remaining write-ins for Line 8 from overflow page
0899. Totals (Lines 0801 thru 0803 plus 0898) (Line 8 above)

11



ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

EXHIBIT 5 - AGGREGATE RESERVE FOR LIFE CONTRACTS

Valuation Standard

Total @

Industrial

Ordinary

Credit
(Group and
Individual)

Group

0100001

. 58 CET 4.00% NLP 1987 - 1988 ..

.. 292,701 ...

... 292,701 ..

.0 0] ...0

0100002. 58 CSO 4.00% CRVM 1983 - 1997 .20 0] ...0
0100003. 80 CET 4.00% NLP 2006 - 2008 ...........cccocoveererecrs forrrireriireieireinns 0 o 0] ...0
0100004. 80 CET 4.50% NLP 1993 - 2005 .......cccccovvrvrnrnne.
0100005. 80 CET 5.00% NLP 1988 - 1994 ..........cccccevneeee.
0100006. 80 CSO 3.00% CRVM 1986 - 2009 ...
0100007. 80 CSO 4.00% CRVM 1988 - 2009 ....
0100008. 80 CSO 4.50% CRVM 1993 - 2005 ..........ccccooeveece.
0100009. 80 CSO 5.00% CRVM 1988 - 2007 .........cccceevrerernes foorrerrrercna 12,253,261 o0 12,253,261
0100010. 2001 CSO 4.00% CRVM 2009 - 2012 .....occovvevevees foereieieieinas 9,389,403 ..o 0 o 9,389,403 |...
0100011. California Method 1988 - 1994 ........ccccooveiiis fvviiiiiennn. 104,643,087 |..oooveveeieeeeeeeennn 0 o 104,643,087
0100012. Reserve Funds Under Universal Life Contracts

1983 = 2005 ..o | 27,117,543 | [V 27,117,543 oo 0 oo 0
0199997. Totals (Gross) 1,054,022,102 0 1,054,022,102 0 0
0199998. Reinsurance ceded 196,789, 157 0 196,789,157 0 0
0199999. Life Insurance: Totals (Net) 857,232,945 0 857,232,945 0 0
0200001. 94 GAM Proj AA, 4.25% CARWM 2007 ......ccccoovvevees fereviriiciereans 29,069 | ... XXX oo oo 0
0200002. 94 GAM Proj AA, 5.25% CARWM 2006 - 2007 ........ [occeeeveirrinnne. 101,236 | ............. XXX oo oo 0
0200003. 94 GAM Proj AA, 5.50% CARVM 2007 .......cccoooeeee foomrerereieeieenan 145,014 | XX e e 0
0200004. 94 GAM Proj AA, 6.75% CARWM 2001 ....occoovvevecen fooreieriieeieeeenn 28,663 | oot XX e 0
0200005. VM-21 Base Reserves/CSV 1995 - 2022 ,938, 195,938,902
0299997. Totals (Gross) 196,242,884 XXX 195,938,902
0299998. Reinsurance ceded 112,342,207 XXX 112,342,207 XXX
0299999. Annuities: Totals (Net) 83,900,677 XXX 83,596,695 XXX
0300001. 83a 6.00% CARVM 1996 - 1997 .........cccevvveveirernees 0
0300002. 2-2000 5.25% CARVM 2005 - 2006 .. 0]
0300003. 2-2000 5.50% CARVM 2004 - 2008 .. 0]
0300004. 2-2000 6.00% CARVM 1998 - 2009 .. 0]
0300005. 2-2000 6.50% CARVM 2002 ... 0]
0300006. a-2000 6.75% CARVM 2001 ... 0]
0300007. 2-2000 7.00% CARVM 2000 .......... 0]
0300008. a-2000 Proj AA 2.75% CARVM 2014 ........ccccveeee. 0
0300009. a-2000 Proj AA 3.75% CARWM 2013 ........ccccevvee. 0
0300010. a-2000 Proj AA 4.25% CARVM 2012 .... .0 ..
0300011. a-2000 Proj AA 5.00% CARVM 2011 .... .0
0300012. a-2000 Proj AA 5.25% CARWM 2010 ........cccc.......... 0 oo 0
0300013. 2012 IAR 3.50% CARWM 2015 .......covvverrercrne. 0 0
0300014. 2012 IAR 3.75% CARWM 2017 ... 0] ...0
0300015. 2012 IAR 4.00% CARWM 2016 ........... 0] ...0
0300016. 2012 IAR 1.50% VM-22 2020 - 2021 .. 0] ...0
0300017. 2012 IAR 1.75% VM-22 2020 - 2022 .. 0] ...0
0300018. 2012 IAR 2.00% VM-22 2020 - 2022 .. 0] ...0
0300019. 2012 IAR 2.25% VM-22 2020 - 2021 .. 0] ...0
0300020. 2012 IAR 2.50% VM-22 2019 - 2022 .. 0] ...0
0300021. 2012 IAR 2.75% VM-22 2018 - 2022 .. 0] ...0
0300022. 2012 IAR 3.00% VM-22 2018 - 2022 .. 0] ...0
0300023. 2012 IAR 3.25% VM-22 2018 - 2019 .................... 0 0
0300024. 2012 IAR 3.50% VM-22 2018 - 2019 ....................
0300025. 2012 IAR 3.75% VM-22 2018 - 2022 ..
0300026. 2012 IAR 4.00% VM-22 2018 - 2022 ..
0300027. 2012 IAR 4.25% WM-22 2019 - 2022 ....................
0300028. ANN12x_G2x_xxxxx_0450_VM22x 2023 ....................
0300029. ANN12x_G2x_xxxxx_0475_VWM22x 2023 ... .2,065,438 |... .2,065,438 |...
0300030. ANN12x_G2x_xxxxx_0500_VM22x 2023 .......ccccooeerce fvrriririiennns 6,416,451 |0 | 6,416,451
0399997. Totals (Gross) 77,793,482 77,793,482 0 0
0399998. Reinsurance ceded 38,391,587 38,391,587 0 0
0399999. SCWLC: Totals (Net) 39,401,895 39,401,895 0 0
0400001. 1926-1933 AIP for rates A-E 4.00% 1986 - 2008

..................................................................................................... 130,676 |ovevoeeececeeeeeeececeeeea O e 130,676 e 0 [0
0400002. 1926-1933 AIP for rates A-E 4.50% 1996 - 2005

...................................................................................................... 49,850 |0 049,850 0 [ 0
0400003. 59 ADB 4.50% 1997 = 2000 ......coovoreerererererenees e 852 | [0 852 | 0 oo 0
0499997. Totals (Gross) 181,378 0 181,378 0 0
0499998. Reinsurance ceded 0 0 0 0 0
0499999. Accidental Death Benefits: Totals (Net) 181,378 0 181,378 0 0
0500001. 52 INTERCO DISA 58 CSO 3.00% 1984 - 1988 ...
0500002. 52 INTERCO DISA 80 CSO 3.00% 1988 - 2008 ... |..
0500003. 52 INTERCO DISA Period 2* 4.50% 1997 - 1998 .
0500004. 52 INTERCO DISA Period 2* 80 CSO 4.00% 1994 -

2008 ... o 783,802 .o [V 783,802 .o 0 oo 0
0500005. 52 INTERCO DISA Period 2* 80 CSO 4.50% 1996 -

2005 e | 1,000,204 ..o [ 1,000,204 |...oovoiieeiie 0 oo 0
0599997. Totals (Gross) 1,855,900 0 1,855,900 0 0
0599998. Reinsurance ceded 0 0 0 0 0
0599999. Disability-Active Lives: Totals (Net) 1,855,900 0 1,855,900 0 0
0600001. 52 INTERCO DISA Period 2* 58 CSO 3.00% 1987 -

1988 .o [er et 2 [ 0 oo P 0 oo 0
0600002. 52 INTERCO DISA Period 2* 80 CSO 3.00% 1989 -

2002 ..o o B9 | [0 U (C10 I U 0 oo 0
0600003. 52 INTERCO DISA Period 2* 80 CSO 4.00% 2006 -

2008 ... o 313,332 | [V 313,332 | 0 oo 0
0600004. 52 INTERCO DISA Period 2* 80 CSO 4.50% 1996 -

2005 e | 4,874,422 ..o [ 4,874,422 | 0 oo 0
0699997. Totals (Gross) 5,187,825 0 5,187,825 0 0
0699998. Reinsurance ceded 0 0 0 0 0
0699999. Disability-Disabled Lives: Totals (Net) 5,187,825 0 5,187,825 0 0
0700001, AAT RESEIVES ....oucveveceiceieeeieee e feaevenaeienaas 266,000,000 | [V 266,000,000 |.....cooovvrrerereiiiiiienens 0 oo 0
0700002. For excess of valuation net premiums over

corresponding gross Premiums ....ocococeeeeeeveeeees foovsissesiiiinns 331,415 | [ 331,415 | 0 Joeeein 0

12




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

EXHIBIT 5 - AGGREGATE RESERVE FOR LIFE CONTRACTS

Credit
(Group and
Valuation Standard Total @ Industrial Ordinary Individual) Group
0700003. For surrender values in excess of reserves
otherwise required and carried ........ccccovveveveees fooeeiieiicine 44,168 |oooeeeee [0 OO 44,168 | [0 OO 0
0700004. Minimum Guaranteed Death Benefit Reserve -
VUL e [erreneeenienenne 38,549,277 oo (U1 SR 38,549,277 oo, [V RN 0
0700005. VM-21 Stochastic ReServe ......ooivininicins v 203,844,462 | [V 203,844,462 ... [V N 0
0799997. Totals (Gross) 508,769,321 0 508,769,321 0 0
0799998. Reinsurance ceded 469,844,736 0 469,844,736 0 0
0799999. Miscellaneous Reserves: Totals (Net) 38,924,586 0 38,924,586 0 0
9999999. Totals (Net) - Page 3, Line 1 1,026,685,206 0 1,026,381,224 0 303,982
(a) Included in the above table are amounts of deposit-type contracts that originally contained a mortality risk. Amounts of deposit-type contracts in Column 2 that no longer contain
a mortality risk are Life Insurance $ ..o, 0 ; Annuities $  oorrreeeeeeeee 0 ; Supplementary Contracts with Life Contingencies $  .......ccccocveuvcureunnenees 0 ;
Accidental Death Benefits $ .........cccoeiiiiiiiiices 0 ; Disability - Active Lives $  .coocuvveiriciriciricnee 0 ; Disability - Disabled Lives $  ......cccvveureevriririenns 0 ;
Miscellaneous Reserves $ .........c.cocccucururenenane 0.
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

EXHIBIT 5 - INTERROGATORIES

1.1 Has the reporting entity ever issued both participating and non-participating Contracts?..............coeiiiiiiiiiii e Yes [ X] No[ ]
1.2  If not, state which kind is issued.

2.1 Does the reporting entity at present issue both participating and non-participating contracts?.. Yes[ ] No[X]
2.2 If not, state which kind is issued.
0 =SOSR
3. Does the reporting entity at present issue or have in force contracts that contain non-guaranteed elements?............ccccoiiiiiiiiine e Yes [ X] No[ ]
If so, attach a statement that contains the determination procedures, answers to the interrogatories and an actuarial opinion as described in
the instructions.
4.  Has the reporting entity any assessment or stipulated premium contracts in force? Yes[ ] No[X]
If so, state:
4.1 Amount of insurance?

4.2 Amount of reserve? .........
4.3 Basis of reserve:

4.6 Assessments collected during the year
5.  If the contract loan interest rate guaranteed in any one or more of its currently issued contracts is less than 5%, not in advance, state the
contract loan rate guarantees on any such contracts.

6.2 That would have been held (on an exact or approximate basis) using the actual ages of the annuitants; the interest rate(s) used in 6.1; and
the same mortality basis used by the reporting entity for the valuation of comparable annuity benefits issued to standard lives. If the
reporting entity has no comparable annuity benefits for standard lives to be valued, the mortality basis shall be the table most recently
approved by the state of domicile for valuing individual annuity benefits: ....

Attach statement of methods employed in their valuation.

7. Does the reporting entity have any Synthetic GIC contracts or agreements in effect as of December 31 of the current year? ............ccccoceereennee. Yes[ ] No[X]

7.1 If yes, state the total dollar amount of assets covered by these contracts or agreements ............ccooieiiiiiiiiicie e S e 0

7.2 Specify the basis (fair value, amortized cost, etc.) for determining the amount:

7.3 State the amount of reserves established for this business: ............
7.4 Identify where the reserves are reported in the blank:

8.  Does the reporting entity have any Contingent Deferred Annuity contracts or agreements in effect as of December 31 of the current year?
8.1 If yes, state the total dollar amount of account value covered by these contracts or agreements: .......
8.2 State the amount of reserves established for this business: ...............ccccciiiiiiiiice
8.3 Identify where the reserves are reported in the blank:

9.  Does the reporting entity have any Guaranteed Lifetime Income Benefit contracts, agreements or riders in effect as of December 31 of the
CUITENE YBAI? ....viuieiieieetetetesese ettt sttt sese st st s e sttt ese e st s s b e b e s e s e st e se e s s et e s e s e st e s e e b b e b esese e e s s b et s ese e e ss s e b beberene e Yes[ ] No[X]
9.1 If yes, state the total dollar amount of any account value associated with these contracts, agreements or riders: . .
9.2 State the amount of reserves established for this DUSINESS: ... $
9.3 Identify where the reserves are reported in the blank:

EXHIBIT 5A - CHANGES IN BASES OF VALUATION DURING THE YEAR

Valuation Basis 4
2 3 Increase in Actuarial
Reserve Due to
Description of Valuation Class Changed To Change

9999999 - Total (Column 4, only)

13
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

EXHIBIT 6 - AGGREGATE RESERVES FOR ACCIDENT AND HEALTH CONTRACTS ©

Comprehensive 11 12 13
2 3 Federal
Employees
Medicare Health Benefits Title XVIII Title XIX Disability Long-Term
Total Individual Group Supplement Vision Only Dental Only Plan Medicare Medicaid Credit A&H Income Care Other Health
ACTIVE LIFE RESERVE
1. Unearned premium FESEIVES ...........ccccoveveveueeeeeeeenesseseseneenenens |oeseseseennns 281,706 | [V 0 oo 0 Joeeeiie O e O e O e O e O e O 281,706 |....ooovvrnee [ 0
2. Additional contract reSErves (D) .......ccovevevevrieiieeiereisieeeieeseeseees [eereeees 6,491,702 |- O [ 0 e O i 0 o O o O L O o O i O 6,491,702 | O |
3. Additional actuarial reserves-Asset/Liability analysis .............ccccoes foerveniiiiiiiinnns 0
4. Reserve for future contingent benefits ................... 0.
5. Reserve for rate credits .................... B 0
6. Aggregate write-ins for reserves .. . 0
7. Totals (Gross) ......ccccecevvuiuieinnnne e 6,773,409 ..o [ (L R [ (L [ (L R [ (L R [ S 6,773,409 ..o [ 0
8. REINSUrANCE CEABT .....c.vuieeeieiiiciieiei e 5,286,273 0 0 0 0 0 0 0 0 0 5,286,273 0 0
9. Totals (Net) 1,487,136 0 0 0 0 0 0 0 0 0 1,487,136 0 0
CLAIM RESERVE
10. Present value of amounts not yet due on claims ...........ccccceceveenes
11.  Additional actuarial reserves-Asset/Liability analysis
12. Reserve for future contingent benefits .............ccccoviiiieniiennes
13. Aggregate write-ins for reserves ...... .
14.  Totals (Gross) ......cccceevreurrueunne IO 17,947,080 |.....ooovcericieenne [0 (O [0 (O [0 (O [0 (O 0 17,947,080 |.....coovovcireeanne [0 0
15.  REINSUrANCE CEART ... e e eeeneeen e |oeeeens 14,257,738 oo [0 A [0 [0 [0 [0 A [0 [\ TR [V TR 0f.. 14,257,733 [ccoeoeee. [\ TR 0
16. Totals (Net) 3,689,347 0 0 0 0 0 0 0 0 0 3,689,347 0 0
17.  TOTAL (Net) 5,176,482 0 0 0 0 0 0 0 0 0 5,176,482 0 0
18. TABULAR FUND INTEREST 216,653 0 0 0 0 0 0 0 0 0 216,653 0 0
DETAILS OF WRITE-INS
080T, ettt s e e et et e s teeeeneesenneesnneeann [oreesenneenineensnnesnnne |oeneeenneesnneeesneeesnne e e s e s e ssnee s e e e e e e e feee e fo
08002, et st e et e s teeeeneesenneesnneeans [oreesenneesinnensnrensnne |oeneeesneesnneeesneeesnne e s e srre s e e s e e e e e e e fee e fo
0803, et e et e et et e s neeeeneesenneesnrneeans [rreennnneesineennnnesnrne |oeneeenneesnnneesneeennne |oenre s e e s e ssnee s e e e e e e e feee e fo
0698. Summary of remaining write-ins for Line 6 from overflow page ... |--ccocoecccurunenee 0 [ [ 0 [ [ S 0 [ [N S 0 [ [0 (O [0 (O [0 0
0699. TOTALS (Lines 0601 thru 0603 plus 0698) (Line 6 above) 0 0 0 0 0 0 0 0 0 0 0 0 0
1301.
1302.
1303.
1398. Summary of remaining write-ins for Line 13 from overflow page ... [....ccccccoeeercunne 0 [ [ 0 [ [ S 0 [ [N S 0 [ [0 (O [0 (O [0 0
1399. TOTALS (Lines 1301 thru 1303 plus 1398) (Line 13 above) 0 0 0 0 0 0 0 0 0 0 0 0 0
(a) Indicate if blocks of business in run-off that comprise less than 5% of premiums and less than 5% of reserve and loans liability are aggregated with material blocks of business and which columns are affected. .........ccoooiiiiii s

(b) Attach statement as to valuation standard used in calculating this reserve, specifying reserve bases, interest rates and methods.
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

EXHIBIT 7 - DEPOSIT TYPE CONTRACTS
1 2

Total

Guaranteed
Interest Contracts

Annuities Certain

4

Supplemental
Contracts

5
Dividend
Accumulations or
Refunds

6
Premium and
Other
Deposit Funds

Balance at the beginning of the year DEfOre MEINSUIANCE ...........oou ettt ettt et et e e bt e e bt e be e bt e bt et e enbeemeeaaeeeneesaeenbeens

Deposits reCeIVE AUMNG T8 YEAI .......cc.iiiiiiiii ettt ettt h et a et bt e e bt e b e e bt e bt et e e Rb e e et e e ot e e bt e ebb e e b e et e e bt e bt et e eebesbnesbnesbeesbeenbeens

Investment earnings Credited 10 the @CCOUNT ..o ittt et a e e a e e e a e e eh e e sh e e b e e a b e e a bt ea e e e a e e eaeeeh e e eaeenae e beebeenbeenbeanseeneeaneennes

Other NEE CRANGE TN FESEIVES .......iuiiiitiiti ittt ettt b bbb bt b £ b £ b £ e E £ e b £ e H e e H £ eh £ e h £ e E £ Sh £ £ E £ eh £ e h e e E £ e E £ e b £ e E £ e E £ eh £ e bt e E £ e b £ e b e e b e e b e eb £ e b e e bt e b e e b e e bt e b e ettt e ebe e b nnes

FEeS aNd OthEr CRArgESs @SSESSEA ......couui ittt ettt a et e et e e bt e bt e bt e s e e eaeeea s e ea e e ea e e ea e e et e st e a s e ea b e e a e e oA s e eae e ea e e ea e e s e e beenbeeabeemeeanseemeeeneenneenneenseannean

STV =T g o [T ol Eo o T USROS PR PRSPPI

Net surrender or WithAraWal PAYMENTS ..ottt ettt e te e bt e et e e bt e e et ea st eaeeeh e e eh e e eh e e b e e bt e st e a bt em b e eaeeeaseeheeeheeebe e b e et e enbeenbeenneanneaneas

Other net transfers to or (from) SEPArate ACCOUNES ...........oiiiiiiiiii ittt bbb bbb b e bt b £ b e b £ b £ e b e b e b £ b e e bt bt e bt eb e bt e bt e bt e bt ebenbeebeeie s

Balance at the end of current year before reinsurance (LIN€s 1+2+3+4-5-6-7-8) (@) ....ceueeutriiiieiieiie ittt ettt ettt e st e sneesaeesaeenneas

Reinsurance balance at the beginning Of T8 YEAI ...........o it e et b et et b b e ettt e e

Net Change iN FEINSUIANCE @SSUMEM ........oiuiiiiiieaie ittt et et et e e bt e be e eeeaeeea e e saeesaeess e e s e ea b e eabeeaeeea e e ea e e ee e e ea e e b2 e s e e a b e e a st ea s e ea e e eaeean e e ese e st e seenseenseenseenseanneaneennns

Net Change iN FEINSUIANCE CEARM ...........iiiiiiiiiiiitieit ettt ettt a e a e a e s h e e sh e e bt e ab e e st e e a st e as e ea e e ea e oo h e e b e e bt e b e e ab e e st e e et e eaeesaeesae e st e e nbe e b e e b e eaneea

Reinsurance balance at the end of the YEar (LINES 10+ 1 T=12) ...ttt eae e h e e bt et e e b e et e e bt emteeaeeeaeeebeeebeeabeebeenbeenbesneesnnesnnas

Net balance at the end of current year after reinsurance (Lines 9 + 13)

................ 124,036,397

................... 2,075,479

................... 3,368,441

................. 19,999,991

....................... 303,934

................ 109, 176,392

................ (13,938,587)

................ (99,136,032)

10,040,360

................ 123,454,258

................... 2,046,477

................... 3,348,413

................ (13,938,587)

................ (99,136,032)

9,452,276

588,084

(a) FHLB Funding Agreements:

-

SN

Reported as GICs (captured in COIUMN 2) ........ccuiiiiiiiiieeeee s B e 0
Reported as Annuities Certain (captured in COIUMN 3) .......cooiiiiiiiiiiiieeee e B 0
Reported as Supplemental Contracts (captured in column 4) ...........cccooeiiniienineieee s B e 0
Reported as Dividend Accumulations or Refunds (captured in column 5) .. JEOR SO 0
Reported as Premium or Other Deposit Funds (captured in column 6) ...........cccccvvvininininnnnnes B e 0
Total Reported as Deposit-Type Contracts (captured in column 1): (Sum of Lines 1 through 5) . $ ..o 0
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
EXHIBIT 8 - CLAIMS FOR LIFE AND ACCIDENT AND HEALTH CONTRACTS

PART 1 - Liability End of Current Year

1 2 3 4 5 6 7 8
Individual Other Lines of
Total Individual Life Group Life Annuities Group Annuities Accident & Health Fraternal Business
1. Due and unpaid:
T DIFECE e [oeee 100,292 | [OOSR 0 [ 0 [ [0 R 100,292 J..vveeeee [0 R 0
1.2 REINSUIANCE @SSUMEA ........oovvviiieeeieiiieteteeeeee e se e es e sesens |oesesesseseeeseseeneseneeeeaenas [0 [0 [0 [0 [0 [0 [0 0
1.3 REINSUIANCE CEAR ...ttt |reseteseenecsseeeenanns 79,514 [ [OOSR [OOSR [0 R (V1 79,514 | [0 R 0
TLAINEBL et en [eeeee e 20,778 | [0 [0 [0 [0 20,778 oo [0 0
2. In course of settlement:
2.1 Resisted .......cccccovrnennnn. 21T DIFBCE ettt nenes [eeeeee e [0 [0 [0 [0 [0 [0 [0 0
2.12 REINSUIANCE @SSUMET ......vovveviiiniiiieieieieiee ettt senenes [oereeeieieiee s [OOSR [OOSR [OOSR 0 [ 0 [ 0 [ [0 R 0
2.13 REINSUTANCE CEAEBA ......eveeeeieveieeeeeeee et [eeeeeeeiee et [0 [0 [0 [0 [0 [0 [0 0

2.14 Net

2.20ther ..o, 221 DIFECE ...
2.22 Reinsurance assumed
2.23 ReINSUrANCE CEABT .......c.oivieeereiieieecieieieieeeeie st [reeseeenerneenes 5,577,432 |.coeviine 5,559,313 | [OOSR [OOSR (O 18,119 | [0 R 0
224 NEE .t [ 26,278,626 | (D) .......... 26,274,007 [ (B) wovvvreevecirrciines (U () [0 (U (<) 4,529 | [0 0
3. Incurred but unreported:
B DIFECE ettt nenae s [eee e 5,685,948 |......ccovenee. 5,634,246 |.....oooooiiiecee [0 [0 [V 51,702 |oeeceeeee [0 0
3.2 REINSUIANCE @SSUMEA .......vvviieiiiiiieieieieee st [oereeeeeieiee e [OOSR [OOSR [OOSR [OOSR [OOSR [OOSR [0 R 0
3.3 REINSUrANCE CEAR ... |eeeeeeeeeeens 1,087,973 |.cooveee 1,047,595 |.oooveeeeeeeeee [0 [0 [V T 40,378 | 0 oo 0
BB NEE ..ottt [eeieni e 4,597,975 | (b) vvveunee 4,586,651 | (D) .vvveerriiieninnns (U () I 0 [ (U () R 11,324 | 0 [ 0
4. TOTALS ..o, 41 DIFECL .. [ 37,642,298 |........cooe... 37,467,656 ..o [OOSR [OOSR [ R 174,642 ..o [0 R 0
4.2 REINSUIANCE @SSUMEA .......coiiiiiereieeeeieeeieieieseseseseses s sesessnsens [oeseseseneenenenseeseeeeeenenens [0 [0 [0 [0 [0 [0 [0 0
4.3 REINSUTANCE CEARM ..ot |reeeseneenencaeeees 6,744,919 | 6,606,908 |...ovoviiicne [OOSR [OOSR [V 138,011 | [0 R 0
4.4 Net 30,897,379 | (a) 30,860,748 | (a) 0 0 0 36,631 0 0
(a) Including matured endowments (but not guaranteed annual pure endowments) unpaid amounting to $ ...........ccccoceieine 0 inColumn2and$ .cooevncvcnnnne 0 in Column 3.
(b) Include only portion of disability and accident and health claim liabilities applicable to assumed "accrued" benefits. Reserves (including reinsurance assumed and net of reinsurance ceded) for unaccrued benefits for
Individual Life $  ..oooeeiieee 0 GroupLife$ .ooooecrnnenicnnns 0 , and Individual Annuities $  -ovoveeeereeeeernceene 0

are included in Page 3, Line 1, (See Exhibit 5, Section on Disability Disabled Lives); and for Accident and Health $ ................... 179,689 are included in Page 3, Line 2 (See Exhibit 6, Claim Reserve).
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
EXHIBIT 8 - CLAIMS FOR LIFE AND ACCIDENT AND HEALTH CONTRACTS

1.3 Reinsurance ceded

2. Liability December 31, current year from Part 1:
2 DIFECE .

2.3 Reinsurance ceded .....
4. Liability December 31, prior year:
B0 DIFBCL ..ttt

4.2 Reinsurance assumed
4.3 Reinsurance ceded .

6. Incurred Benefits
8.1 DHFECE ..ttt

6.4 Net

1.2 REINSUIANCE @SSUMEA .....c..oiiiiiiiiiiiiieie ettt

2.2 REINSUrANCE @SSUMEA .......oiuiiiiiiiiiiiiiiiie ettt e

3. Amounts recoverable from reinsurers December 31, CUrrent Year ...........cc.cocvverininiienesnnnnns

5. Amounts recoverable from reinsurers December 31, Prior Year ............ccocvvvireriineninenisenees

6.2 REINSUrANCE @SSUMEA .......oiuiiiiiiiiiiiiieiie ettt
6.3 REINSUIANCE CEARM ...t

132,926,946 |....
188,619,182 |....

7,773,589 |....
......... 24,831,896
62,169,360

.... 181,984,600 |....

63,171,777 |....

7,582,227 |...
24,779,863
51,647,052

PART 2 - Incurred During the Year
1 2 3 4 5 6 7 8
Individual Other Lines of
Total Individual Life (a) Group Life (b) Annuities Group Annuities Accident & Health Fraternal Business
1. Settlements During the Year:
I =Y TSRS PE TSR PTORUUSPUPRRPERRPRRPPY VROt 321,546,128 |................ 245,156,386 |........cocvevevereereieeen 0 oo 72,560,348 | 39,558 | 3,789,836

........ 108,104,032 |.............

218,478,909

... 38,260,201

212,001,751

6

6,873,074
5,687,274

750,326

(a) Including matured endowments (but not guaranteed annual pure endowments) amounting to $
(b) Including matured endowments (but not guaranteed annual pure endowments) amounting to $

(c) Includes $

50,449 inLine1.1,$
50,449 inLine6.1,and $

................... 1,261,693 premiums waived under total and permanent disability benefits.

inLine 1.1, $
in Line 6.1, and $

in Line 1.4.
in Line 6.4.
in Line 1.4.
in Line 6.4.




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

EXHIBIT OF NON-ADMITTED ASSETS
1

Current Year Total
Nonadmitted Assets

2

Prior Year Total
Nonadmitted Assets

3
Change in Total
Nonadmitted Assets
(Col. 2 - Col. 1)

1. BONAS (SCREAUIE D) ..ottt s s ss s s seseannanans [reeeseeeeeieiee e O RN 0 Joeeeeeeeeee 0
2. Stocks (Schedule D):
2.1 PrEfErTed STOCKS .......c.vvvecececeieccee ettt ettt e s s s s seseseseanananans [reseeeseeeieeen e O RN [OOSR 0
2.2 COMIMON SEOCKS ...ttt [ooesini e [0 0 [ 0
3. Mortgage loans on real estate (Schedule B):
B FIISEIEINS oottt [eeiee s [0 0 [ 0
3.2 Other than ISt BNS........cvcvevivieiieieiceetctct ettt ettt s et e et b et ese s s s s s sesessnnns|eeesesesetenee s e e eeaes O RN [OOSR 0
4. Real estate (Schedule A):
4.1 Properties occupied by the COMPANY ..........ccoovviviueuerieieieieeeeeieieteteseese et eseses s sesssnnes |oeeeeeeeseeeeeeeiee e O RN 0 Joeeeeeeeeee 0
4.2 Properties held for the production of INCOME...........coiiiiiiiiiieieceeeee e [ [0 (01 0
4.3 Properties NEIA fOr SAIE ..........ccoovoiiviieieeeeieiicee ettt ettt b s ssss s s es et sesssnsnas [eeeeeeeeeieiee e [OOSR [0 U 0
5. Cash (Schedule E - Part 1), cash equivalents (Schedule E - Part 2) and short-term investments
(SCNEAUIE DA) ....ovvtie ettt ettt s s b st es bbbt ses bbbt n s b e s sessnsnsnbens | [eoeeeeesnasiceeeseee s iceeees [0 [0 0
6. CONMFACE IOBNS ......oovveieceieie ettt ettt ettt ettt ettt ae et et e s e s et et es s e s s et e s e sesesesess s s st esesesesesssnanns |eoeseseseneaneseseeeeeae e seaeas O RN [OOSR 0
7. Derivatives (SCNEAUIE DB) ......c.ccoiiuiueueiiiieecietetei et eie et ss st esssse b ssssses b es s snse bbb s s snsesesas [eocssessnacacasesessenasacaeenes [0 [0 O, 0
8. Otherinvested assets (SCNEAUIE BA) .........c.c.oucueuiiiiieeeeeeeeeeceeeeie et sesesnans [eeeseieseeeses e e e eeaes O RN 0 foeeeeeeeeee 0
9. Receivables fOor SECUMHIES ...........ccciiiiiiiiiiii s [rre e [0 [0 0
10. Securities lending reinvested collateral assets (SChedule DL) ...........c.cccciiiievereieeeiceeeeeieie e [ O RN 0 Joeeeeeeeeee 0
11, Aggregate Write-ins fOr iNVESEA @SSELS ..........cccueveiiiiiieieieiieeieteteiie ettt [oeeesesicicesessensiciceeesnnas [0 [0 0
12. Subtotals, cash and invested assets (Lines 1 to 11) ..
13.  Title plants (for Title insurers only) ...
14.  Investmentincome due and @CCTUEM ..............ccoiiiiiiiiiii i
15.  Premiums and considerations:
15.1 Uncollected premiums and agents' balances in the course of collection .............cccceieiiinicnnen.
15.2 Deferred premiums, agents' balances and installments booked but deferred and not yet due . |....
15.3 Accrued retrospective premiums and contracts subject to redetermination ..............cccccoooeeieies e O RN 0 Joeeeeeeeeee 0
16. Reinsurance:
16.1 Amounts recoverable frOM FBINSUIETS .............cceoieieveieieieieseeeeiees et seete et eses s ssssas s s sesas [eeeeeeeeeie et O RN [OOSR 0
16.2 Funds held by or deposited with reinsured COMPANIES ...........ccceeiiiiiiiiiiiiiiiiieiceteeeeeeeseeies [ [0 [0 0
16.3 Other amounts receivable under reiNSUraNCe CONTACES ..............ocvevveveveueueeceeieieseseseieessennes [reeeeeeeeeeeeeeee e O RN [OOSR 0
17.  Amounts receivable relating to UNINSUred PIANS ..........ccciiiiiiiiiii e [ [0 [0 0
18.1 Current federal and foreign income tax recoverable and interest thereon .............ccccvoeiinieniininn fvenieniiiiccce O RN 0 Joeeeeeeeeee 0
18.2 Net dEfErTed tX @SSEE ........iuiuieiieiiiicieie ittt ettt [oonsininininaas 34,876,708 |................ 33,798,316 [..coooeenen (1,078,392)
19.  Guaranty funds receivable OF ON AEPOSIL ...............ccuevrvieieieeiieieieteteseeeee ettt eses st seses s snens [eeee et O RN 0 Joeeeeeeeeee 0
20. Electronic data processing equipment and SOftWAIE ............cooiiiiiiiiiiiiine e [eeeee e [0 (01 0
21.  Furniture and equipment, including health care delivery @SSets ............ccccoiovoveieveveveececciece e [ O RN 0 Joeeeeeeeeee 0
22. Net adjustment in assets and liabilities due to foreign exchange rates ...............cccccoiiiiiiiiiiiiiss frrinnie 0 [ [0 0
23. Receivables from parent, subsidiaries and affiliates ................ccooveveierevereececiiieieeeeeee e [ 0 [ [0 O 0
24. Health care and other amounts receivable ..o [ [0 [0 0
25. Aggregate write-ins for other than iINVESted @SSEtS ............ccceieieiiieieicieieeeceee ettt [ 7,795,670 .o 3,448,000 |................. (4,347,670)
26. Total assets excluding Separate Accounts, Segregated Accounts and Protected Cell Accounts
(LINES 1210 25) ...ttt ettt bbbttt e e nnes [eenein e 42,678,180 |.ocvcecrnne 37,246,360 |................. (5,431,820)
27. From Separate Accounts, Segregated Accounts and Protected Cell ACCOUNES ..........cccovvrereninines [seemsmseieieieeeee [0 [0 0
28. Total (Lines 26 and 27) 42,678,180 37,246,360 (5,431,820)
DETAILS OF WRITE-INS
TA070, ettt ettt e et e e b et e s et e R £ etk et e s e e e s et e he e e hea s eh et et e st et es et e st et ettt eae et esetes [etetete e ettt ettt ettt et et [eeeteteeteie et e et et e et e eaeees [eeee e ettt ettt eaen
I 7 R PP PPPR PPN
1103, ettt ettt h ekt ettt e e b e £t e R £t e s £ e s £t ek e e et et e he e e hea e eh et et es b et es et e st et et e et eae et esetes [oetetete e ettt ettt tenn et [eeeseteetete e te e te st e eaeees [eeeeeae ettt
1198. Summary of remaining write-ins for Line 11 from overflow PAge ............cccvoveveueueueeiiieeeeeeeeeeei [ O RN 0 Joeeeeeeeeee 0
1199. Totals (Lines 1101 thru 1103 plus 1198)(Line 11 above) 0 0 0
2501.  Prepaid PeNSion @SSEE ..ot [eseaeaeen s 4,970,000 (1,522,000)
2502. Receivable from reinsurer in 1iquidation ..o oo 2,686,989 .. (2,686,989)
2503. Miscel laneous . 138,681 |... .(138,681)
2598. Summary of remaining write-ins for Line 25 from overflow page ............ccooeeiiiiiiiiiinieceeeeeeees [ 0 .0
2599. Totals (Lines 2501 thru 2503 plus 2598)(Line 25 above) 7,795,670 3,448,000 (4,347,670)
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

NOTES TO THE FINANCIAL STATEMENTS

1.

Summary of Significant Accounting Policies

A. Accounting Practices

C.

New England Life Insurance Company (the “Company”) presents the accompanying financial statements on the basis
of accounting practices prescribed or permitted (“MA SAP”) by the Commonwealth of Massachusetts
(“Massachusetts”) Division of Insurance (the “Division™).

The Division recognizes only the statutory accounting practices prescribed or permitted by Massachusetts in
determining and reporting the financial condition and results of operations of an insurance company, in determining its
solvency under the Massachusetts Insurance Law. In 2001, the National Association of Insurance Commissioners
(“NAIC”) Accounting Practices and Procedures Manual (“NAIC SAP”) was adopted as a component of MA SAP.

Massachusetts has adopted certain prescribed accounting practices that differ from those found in NAIC SAP, none of
which affect the financial statements of the Company. A reconciliation of the Company’s net income and capital and
surplus between MA SAP and NAIC SAP is as follows:

Financial
Financial Statement
SSAP Statement Line For the Year Ended For the Year Ended
Number @ Page Number December 31, 2023 December 31, 2022
Net income, MA SAP $ 41,241,569 $ 83,031,431
State prescribed practices: NONE — —
State permitted practices: NONE — —
Net income, NAIC SAP $ 41,241,569 $ 83,031,431

December 31, 2023 December 31, 2022
Statutory capital and surplus, MA SAP $ 140,601,239 § 192,012,652
State prescribed practices: NONE — —

State permitted practices: NONE — —
Statutory capital and surplus, NAIC SAP $ 140,601,239 $ 192,012,652

(D Statement of Statutory Accounting Principles (“SSAP™)

The Company’s risk-based capital (“RBC”) would not have triggered a regulatory event without the use of the state
prescribed practices.

Use of Estimates in the Preparation of the Financial Statements

The preparation of financial statements in conformity with statutory accounting principles requires management to
make estimates and assumptions that affect the reported amounts of assets and liabilities. It also requires disclosure of
contingent assets and liabilities at the date of the financial statements and the reported amounts of revenue and
expenses during the reporting period. Actual results could differ from those estimates.

Accounting Policy

Life premiums are recognized as revenue when due from policyholders under the terms of the insurance contract.

Annuity considerations are recognized as revenue when received. Health premiums are earned ratably over the term of

the related insurance policies and reinsurance agreements. Expenses incurred in connection with acquiring new

insurance business, including acquisition costs such as sales commissions, are charged to operations as incurred.

Deposits on deposit-type agreements are entered directly as a liability when received. Reserves for losses and unearned

premiums ceded to reinsurers have been reported as reductions of related reserves.

Policyholder dividends are determined annually by the Company’s Board of Directors. The aggregate amount of

policyholder dividends is related to actual interest, mortality, morbidity and expense experience for the year as well as

management’s judgment as to the appropriate level of statutory surplus to be retained by the Company.

In addition, the Company uses the following accounting policies:

(1) Short-term investments are stated in the same manner as comparable longer-term investments described below.

(2) Bonds not backed by other loans are generally stated at amortized cost unless they have a NAIC rating designation
of 6, which are stated at the lower of amortized cost or fair value. Bonds not backed by other loans are amortized
using the constant yield method.

(3) The Company does not own common stocks of nonaffiliates.

(4) Redeemable preferred stocks are generally stated at cost or amortized cost unless they have a NAIC rating
designation of 4, 5 or 6, in which case such stocks are stated at the lower of cost, amortized cost or fair value.

(5) Mortgage loans on real estate are principally stated at amortized cost, net of valuation allowances.
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NOTES TO THE FINANCIAL STATEMENTS

(6) Mortgage-backed bonds, included in bonds, are generally stated at amortized cost using the constant yield method
unless they have a NAIC rating designation of 6, which are stated at the lower of amortized cost or fair value.
Amortization of premium and accretion of discount of these securities considers the estimated timing and amount
of prepayments of the underlying mortgage loans. Actual prepayment experience is periodically reviewed and
effective yields are recalculated when differences arise between the originally anticipated prepayments and the
actual prepayments received and currently anticipated. For credit-sensitive mortgage-backed and asset-backed
bonds and certain prepayment-sensitive bonds (e.g., interest-only securities), the effective yield is recalculated on
a prospective basis. For all other mortgage-backed and asset-backed bonds, the effective yield is recalculated on a
retrospective basis.

For legacy residential mortgage-backed securities (“RMBS”) and commercial mortgage-backed securities
(“CMBS”) that closed prior to January 1, 2013, both an initial and final NAIC designation is determined on a
security-by-security basis based on a range of values published by the NAIC. The initial designation is used to
determine the carrying value of the RMBS or CMBS. RMBS and CMBS with initial designations of 1 to 5 are
stated at amortized cost, while RMBS and CMBS with initial designations of 6 are stated at the lower of amortized
cost or fair value. The final designation calculation compares this carrying value with a range of values, resulting
in a final NAIC designation reported herein, which is used for all other accounting and reporting purposes.

The NAIC designation for a given modeled non-legacy security RMBS or CMBS that closed on or after January
1, 2013, is assigned by the Structured Securities Group of the NAIC and does not depend on the book/adjusted
carrying value of each RMBS or CMBS. The NAIC designation assigned will be determined by applying the
intrinsic price to the NAIC designation intrinsic price mapping.

For loan-backed securities, including asset-backed securities (“ABS”), which are not modeled, the NAIC relies on
the second lowest NAIC Credit Rating Provider (“CRP”) rating to determine the initial NAIC designation. The
second lowest CRP rating is used to determine the carrying value of the security, which is based on the NAIC’s
estimate of expected losses, using an NAIC published formula. The carrying value of the security determines its
final NAIC designation, which is used for reporting in the Annual Statement and in RBC calculations. This
revised methodology does not apply to NAIC 1 and NAIC 6 securities which are rated at the second lowest CRP
designation.

(7) The Company does not have investments in subsidiary, controlled and affiliated (“SCA”) companies.

(8) Investments in joint ventures, partnerships and limited liability companies (“LLC”) are carried at the underlying
audited GAAP equity of the respective entity’s financial statements. Undistributed earnings of these entities are
recognized in unrealized gains and losses. Such investments are nonadmitted if they do not have financial
statement audits.

(9) See Note 8 for the derivative accounting policy.

(10) The Company considers anticipated investment income as a factor in the premium deficiency calculation.

(11) Unpaid losses and loss adjustment expenses include an amount determined from individual case estimates and loss
reports and an amount, based on past experience, for losses incurred but not reported. Such liabilities are
necessarily based on assumptions and estimates and while management believes the amount is adequate, the
ultimate liability may be in excess of or less than the amount provided. The methods for making such estimates
and for establishing the resulting liability are continually reviewed and any adjustments are reflected in the period
determined.

(12) The Company did not modify its capitalization policy from the prior period.

(13) The Company does not have pharmaceutical rebate receivables.

D. Going Concern
Management does not have any substantial doubt about the Company’s ability to continue as a going concern.
2. Accounting Changes and Corrections of Errors
Accounting Changes
On August 13, 2023, the Company adopted Interpretation 23-01, which revised SSAP No. 7, Interest Maintenance Reserve
("IMR") and Asset Valuation Reserve, to allow a negative IMR to be a recognized asset in certain limited circumstances.
There was no impact to the Company’s capital and surplus.
Correction of Errors
The Company had no correction of errors during 2023.
3. Business Combinations and Goodwill

A. Statutory Purchase Method

The Company had no transactions that were accounted for as a statutory purchase during 2023 and 2022.
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B. Statutory Merger

The Company had no statutory mergers during 2023 and 2022.
C. Assumption Reinsurance
The Company had no goodwill resulting from assumption reinsurance during 2023 and 2022.
D. Impairment Loss
The Company had no recognized impairment losses from goodwill during 2023 and 2022.
E. Subcomponents and Calculation of Adjusted Surplus and Total Admitted Goodwill
The Company had no admitted goodwill during 2023 and 2022.
4. Discontinued Operations
The Company had no discontinued operations during 2023 and 2022.
5. Investments
A. Mortgage Loans, including Mezzanine Real Estate Loans
(1) The Company had no funded or acquired mortgage loans during 2023.
(2) Generally, the Company, as the lender, only loans up to 75% of the purchase price of the underlying real estate.
From time to time, the Company may originate loans in excess of 75% of the purchase price of the underlying

real estate, if underwriting risk is sufficiently within Company standards.

The maximum percentage of any one loan to the value of the underlying real estate at the time of the origination
and originated during the period covering the year ended December 31, 2023 was: N/A.

(3) During 2023 and 2022, all applicable taxes, assessments and advances were included in the mortgage loan total.
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B.

D.

(4) The Company’s age analysis of mortgage loans, aggregated by type, was as follows:

Residential Commercial
Farm Insured All Other Insured All Other Mezzanine Total
A. December 31, 2023
1. Recorded Investment (All)
(a) Current $ 29,600,696 $ — $ — $ — $ 3,903,450 $ — $ 33,504,146
(b) 30-59 days past due $ — $ — $ — $ — $ — $ — $ —
(c) 60-89 days past due $ — $ — $ — $ — $ — $ — $ —
(d) 90-179 days past due $ — $ — $ — $ — $ — $ — $ —
(e) 180+ days past due $ — $ — $ — $ — $ — $ — $ —
2. Accruing Interest 90-179
Days Past Due
(a) Recorded investment $ — $ — $ — $ — $ — $ — $ —
(b) Interest accrued $ — $ — $ — $ — $ — $ — $ —
3. Accruing Interest 180+
Days Past Due
(a) Recorded investment $ — $ — $ — $ — $ — $ — $ —
(b) Interest accrued $ — $ — $ — $ — $ — $ — $ —
4. Interest Reduced
(a) Recorded investment $ — $ — $ — $ — $ — $ — $ —
(b) Number of loans — — — — — — —
(c) Percent reduced — % — % — % — % — % — % — %
5. Participant or Co-lender in a
Mortgage Loan Agreement
(a) Recorded Investment $ — $ — $ — $ — $ 3,903,450 $ — $ 3,903,450
b- December 31, 2022
1. Recorded Investment (All)
(a) Current $ 31,869,577 $ — $ — $ — $ 27,047,822 $ — $ 58,917,399
(b) 30-59 days past due $ — $ — $ — $ — $ — $ — $ —
(c) 60-89 days past due $ — $ — $ — $ — $ — $ — $ —
(d) 90-179 days past due $ — $ — $ — $ — $ — $ — $ —
(e) 180+ days past due $ — $ — $ — $ — $ — $ — $ —
2. Accruing Interest 90-179
Days Past Due
(a) Recorded investment $ — $ — $ — $ — $ — $ — $ —
(b) Interest accrued $ — $ — $ — $ — $ — $ — $ —
3. Accruing Interest 180+
Days Past Due
(a) Recorded investment $ — $ — $ — $ — $ — N — $ —
(b) Interest accrued $ — $ — $ — $ — $ — N — $ —
4. Interest Reduced
(a) Recorded investment $ 249,527 $ — $ — $ — $ 1,360,444 $ — $ 1,609,971
(b) Number of loans 1 — — — 1 — 2
(c) Percent reduced 0.7 % — % — % — % 24 % — % 21 %
5. Participant or Co-lender in a
Mortgage Loan Agreement
(a) Recorded Investment $ — $ — $ — $ — $ 4,048,355 $ — $ 4,048,355

(5-7) During 2023 and 2022, the Company had no impaired or nonaccrual mortgage loans and allowance for credit

losses.

(8) The Company had no derecognized mortgage loans as a result of foreclosure for the years ended 2023 and 2022.

(9) The Company accrues interest income on impaired loans to the extent it is deemed collectible and the loan
continues to perform under its original or restructured contractual terms. As part of the reserve process,
management assesses whether loans need to be placed on a non-accrual status at which time the Company

recognizes income on the cash basis.
Debt Restructuring
The Company did not have any restructured debt in which the Company was a creditor in 2023 and 2022.
Reverse Mortgages
The Company did not have any reverse mortgages in 2023 and 2022.
Loan-backed Securities

(1) Prepayment assumptions were obtained from published broker dealer values and internal estimates.

(2) a. The Company did not recognize any other than temporary impairments (“OTTI”) on the basis of the intent to

sell during the year ended December 31, 2023.
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E-I.

(3) The loan-backed securities for which an OTTI has been recognized during the year ended December 31, 2023,
measured as the difference between amortized cost and estimated present value of projected future cash flows to

The Company did not recognize any OTTI on the basis of the inability or lack of intent to retain the
investment in the security for a period of time sufficient to recover the amortized cost basis during the year
ended December 31, 2023.

Impairments where the present value of cash flows expected to be collected is less than the amortized cost

basis of the security are shown in Note 5D(3).

be collected, were as follows:

Book/Adjusted
Carrying Value
Amortized Cost Present Value Estimated Fair Date of Financial
Before Current of Projected Recognized Amortized Cost Value at Time of  Statement Where
CusSsIpP Period OTTI Cash Flows OTTI after OTTI OTTI Reported
61751JAK7 $ 1,097,957 $ 1,079,597 $ 18,360 $ 1,079,597 $ 1,031,647 3/31/2023
61751JAK7 $ 1,070,584 $ 1,040,239 30,345 $§ 1,040,239 §$§ 1,004,125 6/30/2023
61751JAK7 $ 1,024876 $ 1,005,424 19,453 $ 1,005,424 § 928,386 9/30/2023
61751JAK7 $ 992,177 % 976,743 15434 § 976,743 § 924,023 12/31/2023
Total $ 83,592

The recognized OTTI shown above is all noninterest related.

(4) At December 31, 2023, the estimated fair value and gross unrealized losses for loan-backed securities, aggregated

by length of time the securities have been in a continuous loss position were as follows:

a. The aggregate amount of unrealized losses:

b. The aggregate related fair value of securities

(5) The Company performs a regular evaluation, on a security-by-security basis, of its securities holdings in
accordance with its OTTI policy in order to evaluate whether such investments are other than temporarily
impaired. Management considers a wide range of factors about the security issuer and uses its best judgment in
evaluating the cause of the decline in the estimated fair value of the security and in assessing the prospects for
near-term recovery. Factors considered include fundamentals of the industry and geographic area in which the

1. Less than 12 Months
2. 12 Months or Longer

with unrealized losses:
1. Less than 12 Months
2. 12 Months or Longer

$

105,547
15,721,617

5,167,022
92,618,162

security issuer operates, as well as overall macroeconomic conditions.

Projected future cash flows are estimated using assumptions derived from management’s best estimates of likely

scenario-based outcomes after giving consideration to a variety of variables that include, but are not limited to:

1.
1i.

iii.
iv.

V.

vi.

Additional considerations are made when assessing the unique features that apply to certain loan-backed and

general payment terms of the security;
the likelihood that the issuer can service the scheduled interest and principal payments;
the quality and amount of any credit enhancements;
the security’s position within the capital structure of the issuer;
possible corporate restructurings or asset sales by the issuer; and
changes to the rating of the security or the issuer by rating agencies.

structured securities including, but are not limited to:

1.
1i.

iii.
iv.

V.

For loan-backed or structured securities in an unrealized loss position as summarized in the immediately
preceding table, the Company does not have the intent to sell the securities, believes it has the intent and ability to
retain the security for a period of time sufficient to recover the carrying value of the security and based on the cash
flow modeling and other considerations as described above, believes these securities are not other than

the quality of underlying collateral;

expected prepayment speeds;

current and forecasted loss severity;
consideration of the payment terms of the underlying assets backing the security; and
the payment priority within the tranche structure of the security.

temporarily impaired.

19.4

Dollar Repurchase, Securities Lending, Repurchase and Reverse Repurchase Agreements Transactions Accounted for
as Secured Borrowing and as a Sale

The Company did not have any dollar repurchase, securities lending, repurchase or reverse repurchase agreements
transactions accounted for as secured borrowing or as a sale as of December 31, 2023.
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Real Estate

The Company did not have real estate investments or real estate held for sale in 2023 and 2022.

Investments in Low-Income Housing Tax Credits (“LIHTC”)

The Company did not have investments in LIHTC in 2023 and 2022.

Restricted Assets

(1) Restricted Assets (Including Pledged)

Information on the Company’s investment in restricted assets as of December 31, was as follows:

Restricted Asset
Category

Subject to contractual
obligation for
which liability is
not shown

Collateral held under
security lending
agreements

Subject to repurchase
agreements

Subject to reverse
repurchase
agreements

Subject to dollar
repurchase
agreements

Subject to dollar
reverse repurchase
agreements

Placed under option
contracts

Letter stock or
securities
restricted as to sale

Federal Home Loan
Bank (“FHLB”)
capital stock

On deposit with
states

On deposit with other
regulatory bodies

Pledged collateral to
FHLB (including
assets backing
funding
agreements

Pledged as collateral
not captured in
other categories

Other restricted
assets

Total restricted assets

(a) Subset of column 1.

(b) Subset of column 3.

Gross Restricted

2023 Percentage
()] 2) 3) @ ®) (©) (Y] ®) ) 10) an
Separate
General Account
Account Total Assets Admitted
Supporting Separate Supporting Total Gross Restricted
Total Separate Account General December Increase/ Total Non Admitted Restricted to Total
General Account Restricted Account 31,2023 December (Decrease) Admitted Restricted to Total Admitted
Account Activity @ Assets Activity ® (1 plus 3) 31,2022 (5 minus 6) Restricted (5 minus 8) Assets Assets
$ — 3 — $ — 3 — 3 — 8 — 3 — 3 — S — — % — %
3,066,007 — — — 3,066,007 3,070,798 (4,791) — 3,066,007 0.04 0.04
$3,066,007 $ — $ — S — $3,066,007 $ 3,070,798 §  (4,791) $ — $3,066,007 0.04 % 0.04 %

(2) The Company did not have any assets pledged as collateral, not captured in other categories at December 31, 2023
and December 31, 2022.

(3) The Company did not have any other restricted assets in 2023 and 2022.
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(4) The Company’s collateral received and reflected as assets at December 31, 2023 were as follows:

Book/Adjusted % of BACYV to Total % of BACV to
Carrying Value Assets (Admitted and Total Admitted
Collateral Assets (“BACV”) Fair Value Nonadmitted)* Assets**

Cash *** $ 10,570,327  $ 10,570,327 0.7 % 0.7 %
Schedule D, Part 1 — — _
Schedule D, Part 2, Section 1 — — — _
Schedule D, Part 2, Section 2 — — _
Schedule B — _ _ o
Schedule A — — _
Schedule BA, Part 1 — — _ _
Schedule DL, Part 1 — — _
Other — — — —
Total Collateral Assets $ 10,570,327  $ 10,570,327 0.7 % 0.7 %

*  Column 1 divided by Asset Page, Line 26 (Column 1)
**  Column 1 divided by Asset Page, Line 26 (Column 3)

*** Includes cash equivalents and short-term investments

% of Liability to total
Amount Liabilities*

Recognized Obligation to
Return Collateral Asset $ 10,570,327 0.8 %

*  Column 1 divided by Liability Page, Line 26 (Column 1)

M. Working Capital Finance Investments
The Company had no working capital finance investments as of December 31, 2023.
N. Offsetting and Netting of Assets and Liabilities
The Company had no assets and liabilities which are offset and reported net in accordance with a valid right to offset.
0. 5GI Securities
The Company did not hold any investments with a SGI NAIC designation at December 31, 2023 and 2022.
P. Short Sales
The Company did not have any unsettled short sale transactions outstanding as of December 31, 2023.
The Company did not have any settled short sale transactions during the year ended December 31, 2023.
Q. Prepayment Penalty and Acceleration Fees

During the year ended December 31, 2023, the Company did not have any securities sold, redeemed or otherwise
disposed of as a result of a callable feature.

R. Reporting Entity's Share of Cash Pool by Asset Type
The Company did not participate in a cash pool during the year ended December 31, 2023.

S. Reporting Net Negative (Disallowed) IMR
The Company did not report any net negative (disallowed) IMR as of December 31, 2023.

6. Joint Ventures, Partnerships and Limited Liability Companies

A. The Company has no investments in joint ventures, partnerships or LLCs which exceed 10% of its admitted assets.

B. The Company did not recognize write-downs or recorded adjustments on investments in joint ventures during the years
ended December 31, 2023 and December 31, 2022. Impairments are recognized when a investment’s net asset value or
management’s estimate of value, based on available information, is less than the carrying amount or if, in

management’s judgment, the investment will not be able to absorb prior losses classified as unrealized losses. These
losses are deemed to be other than temporary and the value of these impairments was recorded as a realized loss.

19.6



ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

NOTES TO THE FINANCIAL STATEMENTS

7. Investment Income
A. Due and accrued income is excluded from surplus on the following basis:
All investment income due and accrued with amounts over 90 days past due is nonadmitted with the exception of
mortgage loan investment income, which is nonadmitted after 180 days, or if the underlying loan is in the process of
foreclosure.

B. The total amount excluded from surplus: None.

C. The gross, nonadmitted amounts for interest income due and accrued as of December 31, 2023 were as follows:

Interest Income Due and Accrued:

1 Gross $ 17,377,100
2 Nonadmitted $ —
3 Admitted $ 17,377,100

D. As of December 31, 2023, the Company had aggregate deferred interest of $0.

E. As of December 31, 2023, the Company had cumulative amounts of paid-in-kind ("PIK") interest included in the
current principal balance of $0.

8. Derivative Instruments
Overview

The Company may be exposed to various risks relating to its ongoing business operations, including interest rate risk,
foreign currency exchange rate risk, credit risk and equity market risk. The Company uses a variety of strategies to manage
these risks, including the use of derivatives.

Derivatives are financial instruments whose values are derived from interest rates, foreign currency exchange rates, credit
spreads or other financial indices. Derivatives may be exchange-traded or contracted in the over-the-counter (“OTC”)
market. All of the Company's derivatives are bilateral contracts between two counterparties (“OTC-bilateral”). The
Company uses swaps and options to manage risks that may include interest rate risk, foreign currency exchange rate risk,
credit risk and equity market risk. Derivative hedges are designed to reduce risk on an economic basis while considering
their impact on accounting results and statutory capital.

Insurance statutes restrict the Company’s use of derivatives to: (i) hedging activities intended to offset changes in the
estimated fair value of assets held, obligations and anticipated transactions; and (ii) income generation transactions to
generate additional income or return on covering assets. The Company is prohibited from using derivatives for speculation.
OTC derivatives are carried on the Company’s Statutory Statements of Assets, Liabilities, Surplus and Other Funds either
as derivative assets or derivative liabilities.

The Company does not offset the values recognized for derivatives executed with the same counterparty under the same
master netting agreement. This policy applies to the recognition of derivative assets and derivative liabilities in the
Statutory Statements of Assets, Liabilities, Surplus and Other Funds.

To qualify for hedge accounting under SSAP No. 86, Derivatives (“SSAP 867), at the inception of the hedging relationship,
the Company formally documents its risk management objective and strategy for undertaking the hedging transaction, as
well as its designation of the hedge as either: (i) a hedge of the estimated fair value of a recognized asset or liability (“fair
value hedge”); or (ii) a hedge of the variability of cash flows to be received or paid related to a forecasted transaction or a
recognized asset or liability (“cash flow hedge”). In its hedge documentation, the Company sets forth how the hedging
instrument is expected to hedge the designated risks related to the hedged item and sets forth the method that will be used
to retrospectively and prospectively assess the hedging instrument’s effectiveness. A derivative designated as a hedging
instrument must be assessed as being highly effective in offsetting the designated risk of the hedged item. Hedge
effectiveness is formally assessed at inception and at least quarterly throughout the life of the designated hedging
relationship.

The Company may hold cash flow and fair value derivatives that hedge various assets and liabilities including bonds and
liability portfolios; the derivatives that hedge those assets and liabilities are valued in a manner consistent with the
underlying hedged item, if the derivatives meet the criteria for highly effective hedges. Bonds that have an NAIC
designation of 1 through 5 are carried at amortized cost; therefore, the derivatives hedging such bonds are also carried at
amortized cost. Bonds that have an NAIC designation of 6 are carried at the lower of amortized cost or estimated fair value;
therefore, the derivatives hedging such bonds are also carried at the lower of amortized cost or estimated fair value. Any
hedged liabilities of the Company are carried at amortized cost; therefore, the derivatives hedging liabilities are also carried
at amortized cost. Effective foreign currency swaps have a foreign currency adjustment reported in change in net unrealized
foreign exchange capital gain (loss) pursuant to SSAP 86 by using the same procedures as used to translate the hedged
item.
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The Company discontinues hedge accounting prospectively when: (i) it is determined that the derivative is no longer highly
effective in offsetting changes in the estimated fair value or cash flows of a hedged item; (ii) the derivative expires or is
sold, terminated or exercised; (iii) it is no longer probable that the hedged forecasted transaction will occur; or (iv) the
Company removes the designation of the hedge.

When hedge accounting is discontinued because it is determined that the derivative is not highly effective in offsetting
changes in the estimated fair value or cash flows of a hedged item, the derivative is carried at its estimated fair value with
changes in estimated fair value, excluding changes in foreign exchange rates, reported in change in net unrealized capital
gains (losses) and estimated fair value changes attributable to changes in foreign exchange rates are reported in change in
net unrealized foreign exchange capital gain (loss).

Upon termination of a derivative that qualified for hedge accounting, the gain or loss is reflected as an adjustment to the
basis of the hedged item and is recognized in income consistent with the hedged item. If the hedged item is sold, the gain or
loss on the derivative is realized but is subject to the IMR.

To the extent the Company does not designate a derivative for hedge accounting, the derivative is carried at estimated fair
value with changes in estimated fair value, excluding changes in foreign exchange rates, reported in change in net
unrealized capital gains (losses) and any changes in estimated fair value attributable to changes in foreign exchange rates
are reported in change in net unrealized foreign exchange capital gain (loss).

Types of Derivatives

Foreign Currency Exchange Rate Derivatives

The Company uses foreign currency exchange rate derivatives, including foreign currency swaps to reduce the risk from
fluctuations in foreign currency exchange rates associated with its assets denominated in foreign currencies.

In a foreign currency swap transaction, the Company agrees with another party to exchange, at specified intervals, the
difference between one currency and another at a fixed exchange rate, generally set at inception, calculated by reference to
an agreed upon notional amount. The notional amount of each currency is exchanged at the inception and termination of
the currency swap by each party. See Schedule DB, Part A.

Cash Flow Hedges

The Company designates and accounts for foreign currency swaps to hedge the foreign currency cash flow exposure of
foreign currency denominated assets as cash flow hedges when they have met the effectiveness requirements of SSAP 86.

All components of each derivative’s gain or loss were included in the assessment of hedge effectiveness.

For the year ended December 31, 2023 and 2022, there were no gains (losses) related to cash flow derivatives that no
longer qualify for hedge accounting or for which the Company removed the hedge designation.

In certain instances, the Company may discontinue cash flow hedge accounting because it is no longer probable that the
forecasted transaction will occur by the end of the originally specified time period or within two months of the anticipated
date. For the years ended December 31, 2023 and 2022, there were no gains (losses) related to such discontinued cash flow
hedges.

There were no hedged forecasted transactions for the years ended December 31, 2023 and 2022.

Non-qualifying Derivatives

The Company enters into the following derivatives that do not qualify for hedge accounting under SSAP 86: foreign
currency swaps to economically hedge its exposure to adverse movements in exchange rates.

Derivatives for Other than Hedging Purposes
The Company held no derivatives for other than hedging purposes during the years ended December 31, 2023 and 2022.
Credit Risk

The Company enters into various collateral arrangements, which may require both the pledging and accepting of collateral
in connection with its derivatives.
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The table below summarizes the collateral received by the Company in connection with its OTC derivatives as of

December 31:
Cash @ Securities® Total
2023 2022 2023 2022 2023 2022
Variation Margin:
OTC-bilateral $10,570,327 $12,134,327 $ — $ 1,085,531 $10,570,327 $13,219,858

M Cash collateral received is reported in cash, cash equivalents and short-term investments and the obligation to return the collateral is reported in

aggregate write-ins for liabilities as cash collateral received on derivatives.
@ Securities collateral received is held in separate custodial accounts and is not reflected in the financial statements. These amounts are also
reported in Note 16 because the securities are held off-balance sheet.

The Company’s collateral arrangements for its OTC-bilateral derivatives generally require the counterparty in a net liability
position, after considering the effect of netting agreements, to pledge collateral when the amount owed by that party
reaches a minimum transfer amount. Certain of these arrangements also include credit-contingent provisions that include a
threshold above which collateral must be posted. Such agreements provide for a reduction of these thresholds (on a sliding
scale that converges toward zero) in the event of downgrades in the credit ratings of the Company or the counterparty. In
addition, the Company’s netting agreements for derivatives contain provisions that require both the Company and the
counterparty to maintain a specific investment grade credit rating from each of Moody’s Investors Service and Standard &
Poor’s Ratings Service. If a party’s credit ratings were to fall below that specific investment grade credit rating, that party
would be in violation of these provisions, and the other party to the derivatives could terminate the transactions and
demand immediate settlement and payment based on such party’s reasonable valuation of the derivatives.

At December 31, 2023, the Company did not have any derivative contracts that required premiums to be paid at a series of
specified future dates over the life of the contract or at maturity.

9. Income Taxes

A. The components of net deferred tax assets (“DTA”) and deferred tax liabilities (“DTL”) consisted of the following:

December 31, 2023

Ordinary Capital Total
Gross DTA $ 57,147,444 3,459,025 60,606,469
Statutory valuation allowance adjustments — — —
Adjusted gross DTA 57,147,444 3,459,025 60,606,469
DTA nonadmitted 31,489,361 - 3,387,347 34,876,708
Subtotal net admitted DTA 25,658,083 71,678 25,729,761
DTL 7,318,791 71,678 7,390,469
Net admitted DTA/(Net DTL) $ 18,339,292 — 18,339,292

December 31, 2022

Ordinary Capital Total
Gross DTA $ 56,269,279 3,956,231 60,225,510
Statutory valuation allowance adjustments — — —
Adjusted gross DTA 56,269,279 3,956,231 60,225,510
DTA nonadmitted 29,842,085 3,956,231 33,798,316
Subtotal net admitted DTA 26,427,194 — 26,427,194
DTL 8,923,750 — 8,923,750
Net admitted DTA/(Net DTL) $ 17,503,444 — 17,503,444

Change

Ordinary Capital Total
Gross DTA $ 878,165 (497,206) 380,959
Statutory valuation allowance adjustments — — —
Adjusted gross DTA 878,165 (497,206) 380,959
DTA nonadmitted 1,647,276 (568,884) 1,078,392
Subtotal net admitted DTA (769,111) 71,678 (697,433)
DTL (1,604,959) 71,678 (1,533,281)
Net admitted DTA/(Net DTL) $ 835,848 $ — $ 835,848
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Admission calculation components — SSAP No. 101, Income Taxes, (“SSAP 1017):

December 31, 2023
Ordinary Capital Total
Federal income taxes paid in prior years recoverable through loss carrybacks $ — — 3 —
Adjusted gross DTA expected to be realized (excluding the amount of DTA
from above) after application of the threshold limitation (the lesser of 1
and 2 below) 18,339,292 — 18,339,292
1. Adjusted gross DTA expected to be realized following the balance
sheet date 18,403,421 — 18,403,421
2. Adjusted gross DTA allowed per limitation threshold XXX XXX 18,339,292
Adjusted gross DTA (excluding the amount of DTA from above) offset by
gross DTL 7,318,791 71,678 7,390,469
DTA admitted as the result of application of SSAP 101 total $ 25,658,083 § 71,678 $ 25,729,761
December 31, 2022
Ordinary Capital Total
Federal income taxes paid in prior years recoverable through loss carrybacks $ — 8 — 3 —
Adjusted gross DTA expected to be realized (excluding the amount of DTA
from above) after application of the threshold limitation (the lesser of 1
and 2 below) 17,503,444 — 17,503,444
1. Adjusted gross DTA expected to be realized following the balance
sheet date 17,503,444 — 17,503,444
2. Adjusted gross DTA allowed per limitation threshold XXX XXX 26,176,381
Adjusted gross DTA (excluding the amount of DTA from above) offset by
gross DTL 8,923,750 — 8,923,750
DTA admitted as the result of application of SSAP 101 total $ 26,427,194 $ — $ 26,427,194
Change
Ordinary Capital Total
Federal income taxes paid in prior years recoverable through loss carrybacks $ — — 5 —
Adjusted gross DTA expected to be realized (excluding the amount of DTA
from above) after application of the threshold limitation (the lesser of 1
and 2 below) 835,848 — 835,848
1. Adjusted gross DTA expected to be realized following the balance
sheet date 899,977 — 899,977
2. Adjusted gross DTA allowed per limitation threshold XXX XXX (7,837,089)
Adjusted gross DTA (excluding the amount of DTA from above) offset by
gross DTL (1,604,959) 71,678 (1,533,281)
DTA admitted as the result of application of SSAP 101 total $ (769,111) $ 71,678 $ (697,433)
December 31, 2023 December 31, 2022
RBC percentage used to determine recovery period and threshold limitation
amount 1077 % 1411 %
Amount of total adjusted capital used to determine recovery period and
threshold limitation $ 134,533,357 $ 187,885,841

Management believes the Company will be able to utilize the DTA in the future without any tax planning strategies.

Do the Company’s tax planning strategies include the use of reinsurance? No

B. AIll DTL were recognized as of December 31, 2023 and December 31, 2022.

C. Current income taxes incurred consisted of the following major components:

1. Current Income Tax
(a) Federal

(b) Foreign

(c)  Subtotal (1a+1b)

(d) Federal income tax on net capital gains
(e) Utilization of capital loss carry-forwards

(f) Other

Federal and foreign income taxes incurred

(g8) (Ictld+le+ln

December 31, 2023 December 31, 2022 Change
$ 6,734,136  § 4,006,172 $ 2,727,964
6,734,136 4,006,172 2,727,964
(2,193,338) (356,286) (1,837,052)
$ 4,540,798 $ 3,649,886 $ 890,912
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2. Deferred Tax Assets
(a) Ordinary:

(1) Discounting of unpaid losses

(b)

(d
(©

®
(g
(h)
@

(2) Unearned premium reserve

(3) Policyholder reserves

(4) Investments

(5) Deferred acquisition costs

(6) Policyholder dividends accrual

(7) Fixed assets

(8) Compensation and benefits accrual

(9) Pension accrual

(10) Receivables - nonadmitted

(11) Net operating loss carryforward

(12) Tax credit carryforwards

(13) Other

Subtotal

Statutory valuation allowance adjustment
Nonadmitted
Admitted ordinary DTA (2a99-2b-2c)
Capital:

(1) Investments

(2) Net capital loss carryforward

(3) Real estate

(4) Other

(99) Subtotal (2e1+2e2+2e3+2¢e4)

Statutory valuation allowance adjustment
Nonadmitted
Admitted capital DTA (2¢99-2f-2g)
Admitted DTA (2d+2h)

3. Deferred Tax Liabilities

(@)

(b)

©

Ordinary:
(1) Investments
(2) Fixed assets
(3) Deferred and uncollected premiums
(4) Policyholder reserves
(5) Other

(99) Subtotal (3al+3a2+3a3+3a4+3a5)

Capital:
(1) Investments
(2) Real estate
(3) Other
(99) Subtotal (3b1+3b2+3b3)
Deferred tax liabilities (3a99+3b2+3b3)

4. Net deferred tax assets/liabilities (2i-3c)
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December 31, 2023 December 31, 2022 Change
— 3 — 3 _
8,213,324 9,679,772 (1,466,448)
183,663 245,530 (61,867)
709,754 657,142 52,612
471,497 474,648 (3,151)
29,499,051 28,939,201 559,850
1,513,974 — 1,513,974
16,556,181 16,272,986 283,195
57,147,444 56,269,279 878,165
31,489,361 29,842,085 1,647,276
25,658,083 26,427,194 (769,111)
3,459,025 3,956,231 (497,206)
3,459,025 3,956,231 (497,206)
3,387,347 3,956,231 (568,884)
71,678 — 71,678
25,729,761 26,427,194 $ (697,433)
2,226,862 2,832,086 $ (605,224)
1,547,686 1,058,055 489,631
2,500,543 4,309,532 (1,808,989)
1,043,700 724,077 319,623
7,318,791 ' 8,923,750 (1,604,959)
71,678 — 71,678
71,678 — 71,678
$ 7,390,469 8,923,750 $ (1,533,281)
$ 18,339,292 17,503,444 § 835,848
Change in nonadmitted DTA 1,078,392
Tax effect of unrealized gains (losses) (197,763)
Additional minimum pension liability (464,416)
Change in net DTA  $ 1,252,061
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D.

J.

The provision for Federal and foreign income taxes incurred is different from that which would be obtained by
applying the statutory Federal income tax rate to net gain (loss) from operations after dividends to policyholders and
before Federal income tax. The significant items causing the difference were as follows:

December 31, 2023

Net gain (loss) from operations after dividends to policyholders and before Federal income tax @ 21% $ 9,943,159
Net realized capital gains (losses) @ 21% (2,113,790)
Tax effect of:

Separate Account dividend received deduction (2,419,371)
Tax credits (1,196,039)
Change in nonadmitted assets (914,220)
Interest maintenance reserve (124,564)
Tax exempt income (26,819)
Nondeductible expenses 289
Prior years adjustments and accruals 140,092
Total statutory income taxes (benefit) $ 3,288,737
Federal and foreign income taxes incurred including tax on realized capital gains $ 4,540,798
Change in net DTA (1,252,061)
Prior years adjustments in surplus —
Total statutory income taxes (benefit) $ 3,288,737

(1) As of December 31, 2023, the Company had no net operating loss or net capital loss carryforwards.

(2) As of December 31, 2023, the Company had tax credit carryforwards which will expire as follows:

Year of expiration Tax credit carryforwards
2033 $ 1,513,974

(3) As of December 31, 2023, the Company did not have any Federal income taxes available for recoupment in the
event of future net losses.

(4) The Company had no deposits under Section 6603 of the Internal Revenue Code of 1986, as amended (“IRC”)
during 2023.

(1) The Company's Federal income tax return will be consolidated with the following entities:

Brighthouse Financial Inc

Brighthouse Holdings LLC

Brighthouse Securities LLC

Brighthouse Services LLC

Brighthouse Assignment Company
Brighthouse Life Insurance Company
Brighthouse Life Insurance Company of NY

Brighthouse Reinsurance Company of Delaware

(2) The Consolidating Companies expect to join in a tax sharing agreement (and related supplements) which allocates
tax liability in accordance with the Internal Revenue Code, pursuant to which members shall receive
reimbursement to the extent that their tax attributes result in a reduction of the tax liability of the consolidated

group.
As of December 31, 2023, the Company had a liability for unrecognized tax benefits of $6,029,857. An estimate of the
amount of any increase in the Company's liability for unrecognized tax benefit during the subsequent twelve month
period ending December 31, 2024 cannot be made.
Repatriation Transition Tax (RTT)
As of December 31, 2023, the Company did not owe any RTT.

Alternative Minimum Tax Credit

The Company does not recognize AMT Credit as a recoverable or DTA.

Corporate Alternative Minimum Tax ("CAMT")

As of December 31, 2023, the Company is a nonapplicable reporting entity.
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10. Information Concerning Parents, Subsidiaries, Affiliates and Other Related Parties

A-C. On December 22, 2023, the Company paid an ordinary cash dividend of $84,000,000 to its parent, Brighthouse
Holdings, LLC.

D. The Company had $2,816,297 receivable and $3,194,090 payable with affiliates as of December 31, 2023. The
Company had $2,894,468 receivable and $22,290,490 payable with affiliates as of December 31, 2022. Amounts
receivable and payable are expected to be settled within 90 days.

E. The Company did not have guarantees or undertakings for the benefit of an affiliate that would result in a material
contingent exposure of the Company’s or any affiliate’s assets or liabilities, except as noted in 14A.

F. The Company is a party to a services agreement with its affiliate, Brighthouse Services, LLC, that provides for
personnel, facilities and equipment to be made available and for a broad range of services to be rendered. Personnel,
facilities, equipment and services are requested by the Company as deemed necessary for its business and investment
operations. This agreement involves cost allocation arrangements under which the Company pays for all expenses,
direct and indirect, reasonably and equitably determined to be attributable to the services provided.

The Company is also a party to various other service agreements with affiliates.

G. The Company is a wholly-owned subsidiary of Brighthouse Holdings, LLC, which is a wholly-owned subsidiary of

Brighthouse Financial, Inc. Allocated operating expenses are not necessarily indicative of the total cost that would be

incurred if the Company operated on a stand alone basis.

H. The Company did not own shares of another upstream or intermediate parent, either directly or indirectly, via a
downstream SCA company.

I-0. The Company does not have any investments in SCA's.

11. Debt
A. The Company did not have any debt, including capital notes, outstanding as of December 31, 2023.
B. The Company has not issued any debt to a Federal Home Loan Bank.

12. Retirement Plans, Deferred Compensation, Postemployment Benefits and Compensated Absences and Other
Postretirement Benefit Plans

A. Defined Benefit and Postretirement Plans
The Company is the sponsor of a funded qualified pension; and unfunded non-qualified pension and postretirement
plans covering eligible retirees and their beneficiaries. The Company accounts for the New England Life Insurance
Company Agency Employees Retirement Plan and Trust as a single employer plan. At December 31, a summary of
assets, obligations and assumptions of the pension benefit plans and the postretirement plan are as follows:

(1) Change in benefit obligation:

a. Pension Benefits:

Overfunded Underfunded
2023 2022 2023 2022

Benefit obligation at beginning of year $ 127,563,000 $ 174,317,000 $ 57,885,000 $ 75,368,000
Service cost and expenses 256,000 233,000 — —
Interest cost 6,643,000 4,838,000 3,020,000 2,077,000
Contribution by plan participants — — — —
Actuarial (gains) loss 3,676,000 (43,099,000) 2,070,000 (14,307,000)
Foreign currency exchange rate changes — — — —
Benefits paid (8,782,000) (8,726,000) (5,370,000) (5,253,000)
Plan amendments — — — —
Business combinations, divestitures, curtailments, settlements

and special termination benefits — — — —
Inclusion of non-vested obligation — — — —
Benefit obligation at end of year $ 129,356,000 $ 127,563,000 $ 57,605,000 $ 57,885,000
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b. Postretirement Benefits:

Overfunded Underfunded
2023 2022 2023 2022

Benefit obligation at beginning of year $ — 3 — $ 23,922,000 $ 29,181,000
Service cost — — — —
Interest cost — — 1,350,000 843,000
Contribution by plan participants — — 1,562,000 1,854,000
Actuarial (gains) loss — — 2,746,000 (115,000)
Foreign currency exchange rate changes — — — —
Benefits paid — — (4,348,000) (7,841,000)
Plan amendments — — — —
Business combinations, divestitures, curtailments, settlements

and special termination benefits — — — —
Inclusion of non-vested obligations — — — —
Benefit obligation at end of year $ — 3 — $ 25232,000 $ 23,922,000

c. The Company did not have any special or contractual benefits per SSAP No. 11, Postemployment Benefits &
Compensated Absence, (“SSAP 117) during 2023 and 2022.

(2) Change in plan assets:

Pension Benefits Postretirement Benefits
2023 2022 2023 2022
Fair value of plan assets at beginning of year $ 131,011,000 $ 182,675,000 $ — 3 —
Actual return on plan assets 12,097,000 (42,938,000) — —
Reporting entity contribution 5,370,000 5,253,000 2,786,000 5,987,000
Plan participants' contributions — — 1,562,000 1,854,000
Benefits paid (14,152,000) (13,979,000) (4,348,000) (7,841,000)
Business combinations, divestitures and settlements — — — —
Fair value of plan assets at end of year $ 134,326,000 $ 131,011,000 $ — 3 —
(3) Fund status:
Pension Benefits Postretirement Benefits
2023 2022 2023 2022
a. Components
1. Prepaid benefit costs § (31,327,000) $  (31,480,000) § — $ —
2. Overfunded plan assets $ 4,970,000 $ 3,448,000 $ — S —
3. Accrued benefit costs $ 51,867,000 $ 54,217,000 $ 16,230,000 $ 14,140,000
4. Liability for pension benefits $  (57,605,000) $ (57,885,000) § (25,232,000) $  (23,922,000)
b. Assets and Liabilities recognized
1. Assets (nonadmitted) $ 4,970,000 $ 3,448,000 $ — 3 —
2. Total liabilities recognized $  (57,605,000) $ (57,885,000) $  (25,232,000) $  (23,922,000)
c. Unrecognized liabilities $ — 8 — 8 — 3 —
(4) Components of net periodic benefit cost:
Pension Benefits Postretirement Benefits
2023 2022 2023 2022
Service cost and administrative expenses $ 256,000 $ 233,000 $ — —
Interest cost 9,663,000 6,915,000 1,350,000 843,000
Expected return on plan assets (7,507,000) (8,628,000) — —
Transition asset or obligation — — _ _
Amortization of actuarial (gains)/losses 761,000 789,000 542,000 479,000
Amortization of prior service (credit)/cost — — (16,000) (16,000)
Gain or loss recognized due to a settlement or curtailment — — — —
Total net periodic benefit cost/(income) $ 3,173,000 $ (691,000) $ 1,876,000 $ 1,306,000
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(5) Amounts in unassigned funds (surplus) recognized as components of net periodic benefit cost:

Pension Benefits Postretirement Benefits
2023 2022 2023 2022

Items not yet recognized as a component of net periodic
cost - prior year $ 31,700,000 $ 38,329,000 $ 6,782,000 § 7,360,000

Net transition asset or obligation recognized $ — S — S — 3 —
Net prior service cost or credit arising

during the period $ —  § —  § — 3 —
Net prior service cost or credit recognized $ — — 16,000 $ 16,000
Net gain and loss arising during the period $ 1,156,000 $ (5,840,000) $ 2,746,000 $ (115,000)
Net gain and loss recognized $ (761,000) $ (789,000) $ (542,000) $ (479,000)
Items not yet recognized as a component of

net periodic cost - current year $ 32,095,000 $ 31,700,000 $ 9,002,000 $ 6,782,000

(6) Amounts in unassigned funds (surplus) that have not yet been recognized as components of net periodic benefit

cost:
Pension Benefits Postretirement Benefits
2023 2022 2023 2022
Net transition asset or obligation $ — S — S — 3 —
Net prior service cost or credit $ — S — S (142,000) $ (158,000)
Net recognized gains and losses $ 32,095,000 $ 31,700,000 $ 9,144,000 $ 6,940,000

(7) Weighted-average assumptions used to determine net periodic benefit cost as of December 31:

2023 2022
Weighted-average discount rate - Pension and Postretirement 5.40% 2.85%
Expected long-term rate of return on plan assets * 5.95% 4.85%
Rate of compensation increase N/A N/A

* The weighted average expected rate of return on plan assets is based on anticipated performance of the various asset sectors in which the plan
invests, weighted by target allocation percentages. Anticipated future performance is based on long-term historical returns of the plan assets by
sector, adjusted for the Company’s long-term expectations on the performance of the markets. While the precise expected rate of return derived
using this approach will fluctuate from year to year, the Company’s policy is to hold this long-term assumption constant as long as it remains
within reasonable tolerance from the derived rate.

Weighted-average assumptions used to determine projected benefit obligations as of December 31:

2023 2022
Weighted-average discount rate - Pension 5.15% 5.40%
Weighted-average discount rate - Postretirement 5.15% 5.40%
Rate of compensation increase N/A N/A

(8) The amount of accumulated benefit obligation for the defined benefit plans was $186,961,000 and $185,448,000 at
December 31, 2023 and 2022, respectively.

(9) The assumed health care cost trend rate used in measuring the accumulated postretirement benefit obligation was
6.40% for pre-Medicare and -2.30% for post-Medicare in 2023, generally decreasing for pre-Medicare until 2074
reaching the ultimate rate of 3.70% and increasing for post-Medicare until 2074 reaching the ultimate rate of
3.70%.

(10) The following estimated future payments, which reflect expected future service, as appropriate, are expected to be
paid in the years indicated:

Year(s) Amount
2024 $ 17,291,000
2025 $ 17,221,000
2026 $ 17,100,000
2027 $ 16,861,000
2028 $ 16,556,000
2029 through 2033 $ 76,965,000

(11) The Company does not have any regulatory contribution requirements for 2023.

(12) There were no securities of the employer or related parties included in plan assets, or insurance contracts issued by
the Company or related parties covering benefits of plan participants during the year.
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(13) The Company does not use any alternative method to amortize prior service amounts or unrecognized net gains or
losses.

(14) The Company does not use any substantive commitments as the basis for accounting for the benefit obligation.
(15) The Company does not provide any special or contractual termination benefits.

(16) The Company does not have any significant changes in the benefit obligation or plan assets that was not addressed
in the above disclosures.

(17) As of December 31, 2023, the Company’s pension benefit obligation and accumulated postretirement benefit were
$186,961,000 and $25,232,000, respectively. Plan assets for qualified pension benefits were $134,326,000 as of
December 31, 2023. The Company had a $25,232,000 unfunded status for the postretirement benefit plan as of
December 31, 2023. The Company’s surplus impacts as of December 31, 2023 to reflect the full benefit obligation
were losses of $395,000 and $2,746,000 respectively, for the pension and postretirement benefit plans.

(18) Unfunded liability transition impact

There was no unfunded transition impact in either 2023 or 2022.

B. The weighted average allocation of pension plan and other benefits plan assets is as follows:

Target
2023 2022 Allocation
Fixed maturities 84% 84% 85%
Equity securities (growth / incremental yield) 15 15 15
Cash or cash equivalents 1 1 —
Total 100% 100% 100%

Target allocations of assets are determined with the objective of maximizing returns and minimizing volatility of net
assets through adequate asset diversification. Adjustments are made to target allocations based on an assessment of the
impact of economic factors and market conditions. The above allocations represent actual and targeted investment
strategies reflecting the aggregation of underlying assets invested in pooled separate accounts as well as those
supported by general account assets backing a group annuity contract. The expected rate of return on plan assets is
based on anticipated performance of the various asset sectors in which the plan invests, weighted by target allocation
percentages. Anticipated future performance is based on long-term historical returns of the plan assets by sector,
adjusted for the Company’s long-term expectations on the performance of the markets. While the precise expected
return derived using this approach will fluctuate from year to year, the Company’s policy is to hold this long-term
assumption constant as long as it remains within reasonable tolerance from the derived rate. The weighted expected
return on plan assets for use in the plan’s valuation in 2024 is currently anticipated to be 5.70%. The rate is currently
under review for use later in the year and will be finalized in the first quarter of 2024.

C. Fair Value Measurement

The following table provides information about financial plan assets measured at estimated fair value at December 31,
2023:

Description for each class of Plan Assets (Level 1) (Level 2) (Level 3) Total
Insurance company Separate Accounts $ —  $131,641,000 $ — $ 131,641,000
Insurance company General Accounts — 2,685,000 — 2,685,000

Total $ — §$ 134,326,000 $ — §$ 134,326,000

D. Basis Used to Determine Expected Long-Term Rate-of-Return on Assets Assumption

The weighted average expected rate of return on plan assets is based on anticipated performance of the various asset
sectors in which the plan invests, weighted by target allocation percentages. Anticipated future performance is based
on long-term historical returns of the plan assets by sector, adjusted for the Company’s long-term expectations on the
performance of the markets. While the precise expected rate of return derived using this approach will fluctuate from
year to year, the Company’s policy is to hold this long-term assumption constant as long as it remains within
reasonable tolerance from the derived rate.

E. Defined Contribution Plans
The Company sponsors a frozen qualified money purchase pension plan for former agents of the Company. The
Company made no contributions to that plan in 2023 or 2022. The Company also sponsors a number of frozen
nonqualified deferred compensation plans. The Company incurred (benefits) expenses for these plans totaling
$6,910,370 for the year ended December 31, 2023 and ($5,090,000) for the year ended December 31, 2022.

F. Multiemployer Plans

The Company does not participate in any multiemployer plans.
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G.

H.

L.

Consolidated/Holding Company Plans

The Company did not participate in any consolidated or holding company plans during the years ended December 31,
2023 and 2022.

Postemployment Benefits and Compensated Absences

The Company had no obligation for postemployment benefits or compensated absences that have not been accrued for
in accordance with SSAP 11 for the years ended December 31, 2023 and 2022.

Impact of Medicare Modernization Act on Postretirement Benefits

The Company was not impacted by the Medicare Modernization Act for the years ended December 31, 2023 and 2022.

13. Capital Surplus, Shareholder’s Dividend Restrictions and Quasi Reorganizations

A.

L.

M.

The Company’s capital is comprised of 50,000 shares of common stock authorized, of which 20,000 shares are issued
and outstanding, at $125 per share par value.

The Company has no preferred capital stock.

Under Massachusetts State Insurance Law, the Company is permitted, without prior insurance regulatory clearance, to
pay a stockholder dividend as long as the aggregate amount of all such dividends, when aggregated with all other
dividends paid in the preceding 12 months, does not exceed the greater of: (i) 10% of its surplus to policyholders at the
end of the immediately preceding calendar year; or (ii) its statutory net gain from operations for the immediately
preceding calendar year, not including pro rata distributions of the Company's own securities. The Company will be
permitted to pay a dividend to its parent in excess of the greater of such two amounts only if it files notice of the
declaration of such a dividend and the amount thereof with the Massachusetts Commissioner of Insurance (the
“Commissioner”) and the Commissioner either approves the distribution of the dividend or does not disapprove the
distribution within 30 days of its filing. In addition, any dividend that exceeds unassigned funds (surplus) as of the last
filed annual statutory statement requires insurance regulatory approval. Under Massachusetts State Insurance Law, the
Commissioner has broad discretion in determining whether the financial condition of a stock life insurance company
would support the payment of such dividends to its stockholders. Based on amounts at December 31, 2023, the
Company could pay its parent a stockholder dividend in 2024 of $40,614,257 without required prior approval of the
Commissioner.

The Company paid an ordinary cash dividend of $84,000,000 to its parent, Brighthouse Holdings LLC, on December
22, 2023. The Company paid an ordinary cash dividend of $37,900,000 to its parent, Brighthouse Holdings LLC, on
December 15, 2022.

. Within the limitation of (3) above, there are no restrictions placed on the portion of the Company profits that may be

paid as ordinary dividends to stockholders.

There were no restrictions on unassigned funds (surplus).

There were no advances on surplus.

The Company did not hold any of its own stock or SCA companies for special purposes.
There were no changes in the balance of special surplus funds from the prior year.

The portion of unassigned funds (surplus) represented by cumulative unrealized gains (losses) was $(8,650,611) at
December 31, 2023.

The Company did not issue any surplus debentures or similar obligations.
There were no restatements due to prior quasi reorganizations.

There have been no quasi reorganizations in the prior 10 years.

14. Liabilities, Contingencies and Assessments

A.

Contingent Commitments

(1) The Company makes commitments to fund partnership investments in the normal course of business. The amount
of these unfunded commitments is $213,682 at December 31, 2023.
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(2) At December 31, 2023, the Company was obligor under the following guarantees, indemnities and support

obligations:

@

Nature and
circumstances of
guarantee and key
attributes, including
date and duration of

@

Liability recognition of
guarantee. (Include
amount recognized at
inception. If no initial
recognition, document
exception allowed

(€))]

Ultimate financial
statement impact if
action under the
guarantee is

@

Maximum potential amount of
future payments
(undiscounted) the guarantor
could be required to make
under the guarantee. If unable
to develop an estimate, this

3)

Current status of payment

or performance risk of
guarantee. Also provide
additional discussion as

agreement under SSAP No. 5R.)" required. should be specifically noted. warranted.
The Company is
obligated to indemnify
Great West Life and
Annuity Insurance No liability has been
Company for losses established as the
arising out of breaches indemnification is for
of representations and | future events for which
covenants by the neither a probability of
Company under an occurrence nor a $250,000 for losses arising out of
Asset Purchase reasonable estimate can breaches of representation; there | The Company has made no
Agreement and certain be established at this is no cap on losses arising out of | payments on the guarantee
ancillary agreements. time. Expense breaches of covenants. since inception.
The Company is
obligated to indemnify
the proprietary mutual Since this obligation is not
fund, offered by the subject to limitations, the
Separate Accounts, and [ Intercompany and related Company does not believe that it
the fund's directors and | party guarantees that are is possible to determine the
officers as provided in | considered “unlimited” maximum potential amount that | The Company has made no
certain Participation | and as such are excluded could become due under these payments on the guarantee
Agreements. from recognition. Expense guarantees in the future. since inception.
The Company has
provided certain
indemnities, guarantees
and/or commitments to
affiliates and third
parties in the ordinary
course of its business. In
the context of
acquisitions,
dispositions,
investments and other
transactions, the
Company has provided No liability has been
indemnities and established as the
guarantees that are indemnification is for Since this obligation is not
triggered by, among future events for which subject to limitations, the
other things, breaches of | neither a probability of Company does not believe that it
representations, occurrence nor a is possible to determine the
warranties or covenants | reasonable estimate can maximum potential amount that | The Company has made no
provided by the be established at this could become due under these payments on the guarantee
Company. time. Expense guarantees in the future. since inception.
No liability has been
established as the
indemnification is for Since this obligation is not
future events for which subject to limitations, the
The Company neither a probability of Company does not believe that it
indemnifies its directors occurrence nor a is possible to determine the
and officers as provided | reasonable estimate can maximum potential amount that | The Company has made no
in its charters and by- be established at this could become due under these payments on the guarantee
laws. time. Expense guarantees in the future. since inception.
No liability has been
established as the
indemnification is for Since this obligation is not
The Company future events for which subject to limitations, the
indemnifies its agents neither a probability of Company does not believe that it
for liabilities incurred as occurrence nor a is possible to determine the
a result of their reasonable estimate can maximum potential amount that | The Company has made no
representation of the be established at this could become due under these payments on the guarantee
Company's interests. time. Expense guarantees in the future. since inception.

Total

$ 250,000

" SSAP No. 5R, Liabilities, Contingencies and Impairments of Assets (“SSAP 5R”).
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(3) At December 31, 2023, the Company’s aggregate compilation of guarantee obligations was as follows:

a. Aggregate maximum potential of future payments of all
guarantees (undiscounted) the guarantor could be
required to make under guarantees. (Should equal total

of column 4 for (2) above.) $ 250,000
b. Current liability recognized in financial statement:

1. Noncontingent liabilities $ —

2. Contingent liabilities $ —

c. Ultimate financial statement impact if action under the
guarantee is required.

Investments in SCA $ —
Joint venture —
Dividends to stockholders (capital contribution) —
Expense 250,000
Other —
Total (Should equal (3)a.) $ 250,000

S T o e

B. Assessments

As of December 31, 2023, the Company had a $400,000 liability for retrospective premium-based guaranty fund
assessments and a $229,659 asset for the related premium tax offset. As of December 31, 2022, the Company had a
$300,000 liability for retrospective premium-based guaranty fund assessments and an $247,691 asset for the related
premium tax offset. The periods over which the guaranty fund assessments are expected to be paid and the related
premium tax offsets are expected to be realized are unknown at this time.

The change in the guaranty asset balance summarized below reflects 2023 premium tax offsets used and revised
estimated premium tax offsets for accrued liabilities.

Assets Recognized from Paid and
Accrued Premium Tax Offsets

a. Balance as of December 31, 2022 $ 247,691
b. Decreases current year:

Premium tax offset applied 20,563
c. Increases current year:

Est. premium tax offset 2,531
d. Balance as of December 31, 2023 $ 229,659

e. Discount Rate Applied 0%

C. Gain Contingencies
The Company did not recognize any gain contingencies during 2023 and 2022.
D. Claims Related Extra Contractual Obligations and Bad Faith Losses Stemming From Lawsuits
The Company’s exposure to extra contractual obligations and bad faith losses is immaterial.
E. Joint and Several Liability Arrangements
The Company did not have any joint and several liability arrangements accounted for under SSAP 5R.

F. All Other Contingencies

Uncollectible Premium Receivables

The Company had admitted assets of $3,264,411 and $1,527,132 at December 31, 2023 and December 31, 2022,
respectively, in uncollected premiums and agents’ balances in the course of collection. The Company routinely
assesses the ability to collect these receivables. Based upon Company experience, the amount of premiums and other
accounts receivable that may become uncollectible and result in a potential loss is not material to the Company’s
financial condition.
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Litigation

Sales Practice Claims and Regulatory Matters. Over the past several years, the Company has faced claims and
regulatory inquiries and investigations, alleging improper marketing or sales of individual life insurance policies,
annuities, or other products. The Company continues to defend vigorously against the claims in these matters.

Summary. Various litigations, claims and assessments against the Company, in addition to those discussed previously
and those otherwise provided for in the Company’s financial statements, have arisen in the course of the Company’s
business, including, but not limited to, in connection with its activities as an insurer, investor or taxpayer. Further, state
insurance regulatory authorities and other federal and state authorities regularly make inquiries and conduct
investigations concerning the Company’s compliance with applicable insurance and other laws and regulations.

It is not possible to predict the ultimate outcome of all pending investigations and legal proceedings. In some of the
matters, large and/or indeterminate amounts, including punitive and treble damages, may be sought. Although, in light
of these considerations, it is possible that an adverse outcome in certain cases could have a material effect upon the
Company's financial position, based on information currently known by the Company's management, in its opinion,
the outcomes of pending investigations and legal proceedings are not likely to have such an effect. However, given the
large and/or indeterminate amounts that may be sought in certain of these matters and the inherent unpredictability of
litigation, it is possible that an adverse outcome in certain matters could, from time to time, have a material effect on
the Company's net income or cash flows in any particular period.

Other Contingencies

As with litigation and regulatory loss contingencies, the Company considers establishing liabilities for certain non-
litigation loss contingencies when assertions are made involving disputes or other matters with counterparties to
contractual arrangements entered into by the Company, including with third-party vendors. The Company establishes
liabilities for such non-litigation loss contingencies when it is probable that a loss will be incurred and the amount of
the loss can be reasonably estimated. In matters where it is not probable, but is reasonably possible that a loss will be
incurred and the amount of loss can be reasonably estimated, such losses or range of losses are disclosed, and no
accrual is made. In the absence of sufficient information to support an assessment of the reasonably possible loss or

range of loss, no accrual is made and no loss or range of loss is disclosed.

15. Leases

A. Lease Expense and Commitments
(1) Lessee leasing arrangements
The Company did not participate in lessee leasing arrangements during 2023 and 2022.
(2) Leases having initial or remaining noncancelable lease terms in excess of one year

The Company did not have any leases having initial or remaining noncancelable lease terms in excess of one year
during 2023 and 2022.

(3) Sale-leaseback transactions
The Company did not participate in any sale-leaseback transactions during 2023 and 2022.
B. Lease Income
(1) Operating leases

The Company did not participate in lessor arrangements that provide a significant portion of the Company’s
business income or assets during 2023 and 2022.

(2) Leveraged leases
The Company did not participate in leveraged leases during 2023 and 2022.

16. Information about Financial Instruments with Off-Balance Sheet Risk and Financial Instruments with Concentrations of
Credit Risk

(1) The table below summarizes the notional amount of the Company’s financial instruments (derivatives that are
designated as effective hedging instruments and derivatives used in replications) with off-balance sheet credit risk at
December 31:

Assets Liabilities
2023 2022 2023 2022
Swaps $ 18,470,997 $ 28,049,097 $ — 3 —

(2) See Note 8 for a description of the nature and terms of the Company's derivatives, including market risks, cash
requirements and related accounting policy.
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)

(4)

The Company may be exposed to credit-related losses in the event of nonperformance by counterparties to derivatives.
Generally, the current credit exposure of the Company’s derivatives is limited to the net positive estimated fair value
of derivatives at the reporting date after taking into consideration the existence of master netting or similar agreements
and any collateral received pursuant to such agreements.

The Company manages its credit risk related to derivatives by entering into transactions with creditworthy
counterparties and establishing and monitoring exposure limits. The Company’s OTC-bilateral derivative transactions
are governed by ISDA Master Agreements which provide for legally enforceable set-off and close-out netting of
exposures to specific counterparties in the event of early termination of a transaction, which includes, but is not limited
to, events of default and bankruptcy. In the event of an early termination, the Company is permitted to set-off
receivables from the counterparty against payables to the same counterparty arising out of all included transactions. All
of the Company's ISDA Master Agreements also include Credit Support Annex provisions which may require both the
pledging and accepting of collateral in connection with its OTC-bilateral derivatives.

Off-balance sheet credit exposure is the excess of positive estimated fair value over positive book/adjusted carrying
value for the Company’s highly effective hedges and derivatives used in replications at the reporting date. All
collateral received from counterparties to mitigate credit-related losses is deemed worthless for the purpose of
calculating the Company’s off- balance sheet credit exposure. The off-balance sheet credit exposure of the Company’s
swaps was $197,068 and $660,449 at December 31, 2023 and December 31, 2022, respectively.

At December 31, 2023 and December 31, 2022, the estimated fair value of collateral consisting of various securities
received by the Company on its OTC-bilateral derivatives as variation margin was $0 and $1,085,531, respectively.

17. Sale, Transfer and Servicing of Financial Assets and Extinguishments of Liabilities

A.

B.

C.

Transfers of Receivables Reported as Sales

The Company did not have any transfer of receivables reported as sales during 2023 and 2022.

Transfer and Servicing of Financial Assets

The Company did not participate in the transfer or servicing of financial assets during year ended December 31, 2023.

Wash Sales

(1) In the course of the Company’s asset management, securities are not sold and reacquired within 30 days of the
sale date to enhance the Company’s yield on its investment portfolio. There may be occasional isolated incidents

where wash sales occur.

(2) The Company had no wash sales with an NAIC designation 3 or below or unrated securities during the year ended
December 31, 2023

18. Gain or Loss to the Reporting Entity from Uninsured Plans and the Uninsured Portion of Partially Insured Plans

The Company does not serve as an Administrative Services Only or Administrative Service Contract administrator for any
uninsured accident and health plan or uninsured portions of a partially insured plan.

19. Direct Premium Written/Produced by Managing General Agents/Third Party Administrators

At December 31, 2023, there were no direct premiums written by managing general agents or third party administrators.
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20. Fair Value Information
A. (1) Assets and Liabilities Measured and Reported at Estimated Fair Value at Reporting Date
Hierarchy Table

The following table provides information about financial assets and liabilities measured and reported at estimated fair

value at:
December 31, 2023
Fair Value Measurements at Reporting Date Using
Level 1 Level 2 Level 3 Total
Assets
Derivative assets "
Foreign currency exchange rate $ — 3 1,627,903 $ — 1,627,903
Separate Account assets ) — 6,581,322,895 — 6,581,322,895
Total assets $ — 6,582,950,798 $ — 3 6,582,950,798
Liabilities
Derivative liabilities "
Foreign currency exchange rate $ — 8 66,129 $ — 8 66,129
Total liabilities $ — $ 66,129 $ — $ 66,129

" Derivative assets and derivative liabilities presented in the table above represent only those derivatives that are carried at estimated fair value.

Accordingly, the amounts above exclude highly effective derivatives carried at amortized cost.

@ Separate Account assets are subject to General Account claims only to the extent that the value of such assets exceeds the Separate Account

liabilities. Investments (stated generally at estimated fair value) and liabilities of the Separate Accounts are reported separately as assets and
liabilities.

Transfers between Levels 1 and 2

During the year ended December 31, 2023, transfers between Levels 1 and 2 were not significant. Transfers between
levels are assumed to occur at the beginning of the annual period.

(2) Assets and Liabilities Measured and Reported at Estimated Fair Value at Reporting Date
Rollforward Table — Level 3 Assets and Liabilities

There were no assets and liabilities measured and reported at estimated fair value using significant unobservable
(Level 3) inputs for the year ended December 31, 2023.

Transfers into or out of Level 3

During the year ended December 31, 2023, there were no transfers into or out of Level 3.

(3) Transfers between levels are assumed to occur at the beginning of the annual reporting period.
(4) Assets and Liabilities Measured and Reported at Estimated Fair Value at Reporting Date.

When developing estimated fair values, the Company considers three broad valuation techniques: (i) the market
approach, (ii) the income approach, and (iii) the cost approach. The Company determines the most appropriate
valuation technique to use, given what is being measured and the availability of sufficient inputs, giving priority to
observable inputs. The Company categorizes its assets and liabilities measured at estimated fair value into a three-level
hierarchy, based on the significant input with the lowest level in its valuation. The input levels are as follows:

Level 1 Unadjusted quoted prices in active markets for identical assets or liabilities. The Company defines active
markets based on average trading volume for equity securities. The size of the bid/ask spread is used as an
indicator of market activity for fixed maturity securities.

Level 2 Quoted prices in markets that are not active or inputs that are observable either directly or indirectly. These
inputs can include quoted prices for similar assets or liabilities other than quoted prices in Level 1, quoted
prices in markets that are not active, or other significant inputs that are observable or can be derived
principally from or corroborated by observable market data for substantially the full term of the assets or
liabilities.

Level 3 Unobservable inputs that are supported by little or no market activity and are significant to the determination
of estimated fair value of the assets or liabilities. Unobservable inputs reflect the reporting entity’s own
assumptions about the assumptions that market participants would use in pricing the asset or liability.

Determination of Fair Value
The Company defines fair value as the price that would be received to sell an asset or paid to transfer a liability (an
exit price) in the principal or most advantageous market for the asset or liability in an orderly transaction between

market participants on the measurement date. In most cases, the exit price and the transaction (or entry) price will be
the same at initial recognition.
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Separate Account Assets: For separate account assets classified as Level 2 assets, estimated fair values are determined
using either a market or income approach. The estimated fair value is determined using third-party commercial pricing
services, with the primary input being quoted securitization market price determined principally by independent
pricing services using observable inputs or quoted prices or reported net asset value (“NAV”) provided by the fund
managers.

Derivatives: For OTC-bilateral derivatives classified as Level 2 assets or liabilities, estimated fair values are
determined using the income approach. Valuations of non-option-based derivatives utilize present value techniques.

The significant inputs to the pricing models for most OTC-bilateral derivatives are inputs that are observable in the
market or can be derived principally from, or corroborated by, observable market data.

Most inputs for OTC-bilateral derivatives are mid-market inputs but, in certain cases, liquidity adjustments are made
when they are deemed more representative of exit value. Market liquidity, as well as the use of different
methodologies, assumptions and inputs, may have a material effect on the estimated fair values of the Company’s
derivatives and could materially affect the net change in capital and surplus.

The credit risk of both the counterparty and the Company are considered in determining the estimated fair value for all
OTC-bilateral derivatives, and any potential credit adjustment is based on the net exposure by counterparty after taking
into account the effects of netting agreements and collateral arrangements. The Company values its OTC-bilateral
derivatives using standard swap curves which may include a spread to the risk-free rate, depending upon specific
collateral arrangements. This credit spread is appropriate for those parties that execute trades at pricing levels
consistent with similar collateral arrangements. As the Company and its significant derivative counterparties generally
execute trades at such pricing levels and hold sufficient collateral, additional credit risk adjustments are not currently
required in the valuation process. The Company’s ability to consistently execute at such pricing levels is in part due to
the netting agreements and collateral arrangements that are in place with all of its significant derivative counterparties.
An evaluation of the requirement to make additional credit risk adjustments is performed by the Company each
reporting period.

The Company provides additional fair value information in Notes 5, 12, 16, 21, 32 and 35.
Estimated Fair Value of All Financial Instruments

Information related to the aggregate fair value of financial instruments is shown below at:

December 31, 2023

Aggregate Not Practicable

Fair Value Admitted Value Level 1 Level 2 Level 3 (Carrying Value)
Assets
Bonds $ 788,967,518 § 889,317,982 § 28,708,362 $ 760,259,156  $ — S —
Mortgage loans 30,942,025 33,504,146 — — 30,942,025 —
Cash, cash equivalents and short-term investments 52,544,161 52,544,161 52,544,161 — — —
Contract loans 481,109,279 393,490,611 — 38,617,199 442,492,080 —
Derivative assets ") 10,484,544 11,358,597 — 10,484,544 — —
Other invested assets 1,630,528 2,013,636 — 1,630,528 — —
Investment income due and accrued 17,377,100 17,377,100 — 17,377,100 — —
Separate Account assets 6,581,322,895 6,581,322,895 — 6,581,322,895 — —
Total assets $ 7,964,378,050 § 7,980929,128 § 81,252,523  § 7.,409,691,422 § 473,434,105 § —
Liabilities
Investment contracts included in: @

Liability for deposit-type contracts $ 10,040,360  $ 10,040,360  $ — 3 — S 10,040,360  $ —
Derivative liabilities " 66,129 66,129 — 66,129 — —
Payable for collateral received 10,570,327 10,570,327 — 10,570,327 — —
Investment contracts included in Separate Account
liabilities 1,993,626 1,993,626 — 1,993,626 — —

Total liabilities $ 22,670,442 § 22,670,442 § — 3 12,630,082 § 10,040,360 § —
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December 31, 2022

Aggregate Not Practicable

Fair Value Admitted Value Level 1 Level 2 Level 3 (Carrying Value)
Assets
Bonds $ 805918401 § 937,335,097 $ 46,765,672 $ 759,152,729 § — —
Mortgage loans 55,965,583 58,917,399 — — 55,965,583 —
Cash, cash equivalents and short-term investments 53,287,735 53,287,735 53,287,735 — — —
Contract loans 463,027,433 384,352,383 — 38,617,199 424,410,234 —
Derivative assets ) 13,070,686 13,372,410 — 13,070,686 — —
Other invested assets 1,552,179 2,017,393 — 1,552,179 — —
Investment income due and accrued 17,242,690 17,242,690 — 17,242,690 — —
Separate Account assets 6,084,574,480 6,084,574,480 — 6,084,574,480 — —

Total assets $ 7,494,639,187 $ 7,551,099,587 $ 100,053,407 $ 6,914,209,963 § 480,375,817 $ —
Liabilities -
Investment contracts included in: @

Liability for deposit-type contracts $ 10,961,778  $ 10,961,778  $ — S — 10,961,778  $ —
Derivative liabilities — — — — — —
Payable for collateral received 12,134,327 12,134,327 — 12,134,327 — —
Investment contracts included in Separate
Account liabilities 2,053,342 2,053,342 — 2,053,342 — —

Total liabilities $ 25,149,447  § 25,149,447 $ — 3 14,187,669  $ 10,961,778  § —

(1) Classification of derivatives is based on each derivative’s positive (asset) or negative (liability) book/adjusted carrying value, which equals the net admitted assets and liabilities.
(2) Prior to 2020, the Company included as financial instruments a portion of page 3 Line 1 Aggregate reserve for life contracts relating to account values for certain annuity and universal life contracts. Those reserves are no

longer included as financial instruments in this disclosure for 2020.

Assets and Liabilities

See “A(4) - Assets and Liabilities Measured and Reported at Estimated Fair Value at Reporting Date” above for a
description of the valuation technique(s) and the inputs used in the fair value measurement for Level 2 assets and
liabilities measured and reported at fair value. Incrementally, assets and liabilities not carried at estimated fair value at
the reporting period are described below.

Bonds, Cash, Cash Equivalents and Short-term Investments

When available, the estimated fair value for bonds, cash equivalents and short-term investments are based on quoted
prices in active markets that are readily and regularly obtainable. Generally, these investments are classified in Level
1, are the most liquid of the Company’s securities holdings and valuation of these securities does not involve
management’s judgment.

The estimated fair value for cash approximates carrying value and is classified as Level 1 given the nature of cash.

For bonds, cash equivalents and short-term investments classified as Level 2 assets, estimated fair values are
determined using an income approach. The estimated fair value is determined using third-party commercial pricing
services, with the primary inputs being quoted prices in markets that are not active, benchmark yields, spreads off
benchmark yields, new issuances, issuer rating, trades of identical or comparable securities, duration for Level 2 assets.
Privately-placed securities are valued using the additional key inputs: market yield curve, call provisions, observable
prices and spreads for similar public or private securities that incorporate the credit quality and industry sector of the
issuer, and delta spread adjustments to reflect specific credit-related issues.

The estimated fair value for preferred stock is determined using third-party commercial pricing services, with the
primary input being quoted prices in markets that are not active. Generally, these investments are classified in Level 2
or Level 3. Preferred stock valued using significant observable inputs are classified in Level 2 and those valued using
significant unobservable inputs are classified in Level 3.

For bonds classified as Level 3 assets, estimated fair values are determined using a market approach. The estimated
fair value is determined using matrix pricing or consensus pricing, with the primary inputs being quoted and offered
prices.

Mortgage Loans

For mortgage loans, estimated fair value is primarily determined by estimating expected future cash flows and
discounting them using current interest rates for similar mortgage loans with similar credit risk, or is determined from
pricing for similar mortgage loans. The estimated fair values for impaired mortgage loans are principally obtained by
estimating the fair value of the underlying collateral using market standard appraisal and valuation methods. Mortgage
loans valued using significant unobservable inputs are classified in Level 3.

Contract Loans

The estimated fair value for contract loans with variable interest rates approximates carrying value due to the absence
of borrower credit risk and the short time period between interest rate resets, using observable inputs and is classified
as Level 2. For contract loans with fixed interest rates, estimated fair values are determined using a discounted cash
flow model applied to groups of similar contract loans determined based on the nature of the underlying insurance
liabilities, using unobservable inputs and is classified in Level 3.
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Other Invested Assets

The estimated fair value of other invested assets is determined using the methodologies as described in the above
sections titled “Bonds, Stocks, Cash, Cash Equivalents and Short-term Investments”, based on the nature of the
investment. Excluded from the disclosure are those other invested assets that are not considered to be financial
instruments subject to this disclosure including investments carried on the equity method.

Investment Income Due and Accrued

The estimated fair value of investment income due and accrued approximates carrying value due as this financial
instrument is short-term nature and the Company believes there is minimal risk of material changes in interest rates or
the credit of the issuer. These amounts are generally classified as Level 2.

Investment Contracts Included in Liability for Deposit-Type Contracts

The estimated fair value of investment contracts included in the liability for deposit-type contracts is estimated by
discounting best estimate future cash flows based on assumptions that market participants would use in pricing such
liabilities, with consideration of the Company’s non-performance risk (own-credit risk) not reflected in the fair value
calculation. The assumptions used in estimating these fair values are based in part on unobservable inputs classified in
Level 3.

Borrowed Money

The estimated fair value for borrowed money (including interest thereon) approximates carrying value due to the short-
term maturities of these instruments. The amounts are classified in Level 2.

Payable for Collateral Received

The estimated fair value of amounts payable for collateral received approximates carrying value as these obligations
are short-term in nature. These amounts are generally classified in Level 2.

Separate Accounts
Investment contracts included in Separate Account liabilities represent those balances due to policyholders under
contracts that are classified as investment contracts. The carrying value of these Separate Account liabilities, which
represents an equivalent summary total of the Separate Account assets supporting these liabilities, approximates the
estimated fair value. These investment contracts are classified as Level 2 to correspond with the Separate Account
assets backing the investment contracts.
The difference between the estimated fair value of investment contracts included in Separate Account liabilities in the
table above and the total recognized in the Statutory Statements of Assets, Liabilities, Surplus and Other Funds
represents amounts due under contracts that are accounted for as insurance contracts.

D. At December 31, 2023, the Company had no investments where it was not practicable to estimate fair value.

21. Other Items

A. Unusual or Infrequent Items
The Company did not have any unusual or infrequent items during 2023 and 2022.

B. Troubled Debt Restructuring
The Company did not have troubled debt restructuring during 2023 and 2022.

C. Other Disclosures
On August 9, 2023, Scottish Re (U.S.) was declared insolvent and was ordered to liquidate by the Court of Chancery
of the State of Delaware. All reinsurance agreements were terminated as of September 30, 2023. The Company’s
exposure to Scottish Re net of impairments is $3,131,023 as of December 31, 2023. This includes $444,034 of
unreimbursed billed claims reported in Assets line 16.1 and $2,686,989 of other remaining recoverables reported in

Assets line 25 of which $2,686,989 was non-admitted at December 31, 2023.

Rounding and Truncating - Truncating has generally been used in the investment schedules and rounding (including
forced rounding to add to relevant totals) has been used elsewhere in this statement.

The amounts in this statement pertain to the entire Company’s business.
D. Business Interruption Insurance Recoveries

The Company did not have any business interruption insurance recoveries during 2023 and 2022.
E. State Transferable and Non-transferable Tax Credits

The Company did not have any state transferable and non-transferable tax credits during 2023 and 2022.
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F. Subprime Mortgage Related Risk Exposure

(1

2
)

“4)

While there is no market standard definition, the Company defines subprime mortgage lending as the origination
of residential mortgage loans to borrowers with weak credit profiles. The Company's exposure to subprime
mortgage loans exists through investments in subprime RMBS. The subprime RMBS portfolio is performing
within expectations. The Company continues to closely monitor the performance of the subprime RMBS portfolio
and the credit quality of the underlying assets.

The Company had no direct exposure through investments in subprime loans during 2023 and 2022.

At December 31, 2023, the Company had direct exposure to subprime mortgage risk through other investments as
follows:

Book/Adjusted
Carrying Value OTTI Losses
Actual Cost (excluding interest) Fair Value Recognized
RMBS $ 1,366,632 $ 1,682,625 $ 1,427,433 $ —
CMBS — — — —
Collateralized debt obligations — — — —
Structured securities — — — —
Equity investment in SCA — — — —
Other assets — — — —
Total $ 1,366,632 § 1,682,625 $ 1,427,433 $ —

The Company had no underwriting exposure to subprime mortgage risk through mortgage guaranty or financial
guaranty insurance coverage during 2023 and 2022.

G. Retained Assets

(1

2)

The Company’s retained asset account, known as the Total Control Account (“TCA”), was a settlement option or
method of payment that was used for amounts due under life insurance and annuity contracts prior to March 6,
2017. TCAs are no longer offered as a settlement option and only existing TCAs remain. The TCA Customer
Agreement provided to each accountholder is a contract that is supplementary to the insurance or annuity contract.
TCAs are reported in the Annual Statement as amounts on deposit for ordinary supplementary contracts not
involving life contingencies.

Each TCA has a guaranteed minimum annual effective interest rate. Guaranteed minimum interest rates for TCAs
that remained open during calendar year 2023 were 3.0%, 1.5% or 0.5% depending on the age and origin of the
account. In addition to the guaranteed minimum interest rate, the Company also agrees in the TCA Customer
Agreement to credit interest at rates that will always be the greater of the guaranteed rate or the rate established by
one of two market indices. During calendar year 2023, all TCAs received interest of at least the account’s
guaranteed minimum annual effective interest rate.

There are no fees or charges made to TCA account balances for basic account services. The following special
service fees apply:

- Draft Copy: $2.00

- Stop Payment: $10.00

- Overdrawn TCA: $15.00
- Wire Transfer: $10.00

Accountholders are charged the same amount for these special services as the Administrator charges the
Company. In addition, any information requested to be sent via overnight delivery services may incur a fee of
$25.00.

The Company’s TCA business is fully reinsured with Metropolitan Life Insurance Company.

At December 31, the Company’s retained asset accounts in force, categorized by age, were as follows:

In Force
2023 2022
Number Balance Number Balance
Up to and including 12 Months — — — 3 —
13 to 24 Months — — — —
25 to 36 Months — — — —
37 to 48 Months — — — —
49 to 60 Months — — — —
Over 60 Months 805 99,036,644 895 112,953,287
Total 805 $ 99,036,644 895 § 112,953,287
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(3) A rollforward of the Company’s retained asset accounts for the year ended December 31, 2023 is as follows:

Individual Group
Balance/ Balance/

Number Amount Number Amount
Retained asset accounts at the beginning of the year 895 $ 112,953,287 — 3 —
Retained asset accounts issued/added during the year — — — —
Investment earnings credited to retained asset accounts
during the year N/A 3,016,441 — _
Fees and other charges assessed to retained asset
accounts during the year* N/A — — —
Retained asset accounts transferred to state unclaimed
property funds during the year — — — —
Retained asset accounts closed/withdrawn during the
year 90 16,933,085 — —
Retained asset accounts at the end of the year 805 § 99,036,643 — 3 —

*Fees and other charges assessed may also include other account adjustments.

H. Insurance-Linked Securities

The Company did not engage in any transactions involving insurance-linked securities during 2023.

. The Amount that Could be Realized on Life Insurance Where the Reporting Entity is Owner and Beneficiary has
Otherwise Obtained Rights to Control the Policy

The Company is not the owner and beneficiary nor has it obtained the right to control any life insurance policies.

22. Events Subsequent

The Company has evaluated events subsequent to December 31, 2023 through February 27, 2024, which is the date these
financial statements were available to be issued, and has determined there are no material subsequent events requiring
adjustment to or disclosure in the financial statements.

23. Reinsurance

A. Ceded Reinsurance Report

Section 1- General Interrogatories

(1

2

Are any of the reinsurers, listed in Schedule S as non-affiliated, owned in excess of 10% or controlled, either
directly or indirectly, by the Company or by any representative, officer, trustee or director of the Company?
Yes () No (X)

Have any policies issued by the Company been reinsured with a company chartered in a country other than the
United States (excluding U.S. Branches of such companies) that is owned in excess of 10% or controlled directly
or indirectly by an insured, a beneficiary, a creditor or any other person not primarily engaged in the insurance
business?

Yes () No (X)

Section 2 - Ceded Reinsurance Report - Part A

(1

2

Does the Company have any reinsurance agreements in effect under which the reinsurer may unilaterally cancel
any reinsurance for reasons other than for nonpayment of premium or other similar credits?
Yes () No (X)

Does the reporting entity have any reinsurance agreements in effect such that the amount of losses paid or accrued
through the statement date may result in a payment to the reinsurer of amounts that, in aggregate and allowing for
offset of mutual credits from other reinsurance agreements with the same reinsurer, exceed the total direct
premium collected under the reinsured policies?

Yes () No (X)

Section 3 - Ceded Reinsurance Report - Part B

(1

What is the estimated amount of the aggregate reduction in surplus, (for agreements other than those under which
the reinsurer may unilaterally cancel for reasons other than for nonpayment of premium or other similar credits
that are reflected in Section 2 above) of termination of all reinsurance agreements, by either party, as of the date of
this statement? Where necessary, the Company may consider the current or anticipated experience of the business
reinsured in making this estimate. $73,904,229
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(2) Have any new agreements been executed or existing agreements amended, since January 1 of the year of this

statement, to include policies or contracts that were in force or which had existing reserves established by the
Company as of the effective date of the agreement?
Yes () No (X)

If yes, what is the amount of reinsurance credits, whether an asset or a reduction of a liability, taken for such new
agreements or amendments?

B. Uncollectible Reinsurance

(1) Describe uncollectible reinsurance written off during the year reported in the following annual statement

classifications, including the name or names of the reinsurer(s):

a. Claims incurred $ 133,210
b. Claims adjustment expenses incurred —
¢. Premiums earned 1,152,335
d. Other (769)
Company: SCOTTISH RE (US) INC $ 1,284,776

C. Commutation of Ceded Reinsurance

E-F.

(1) Describe commutation of ceded reinsurance during the year reported in the following annual statement

classifications, including the name or names of the reinsurer(s):

a. Claims incurred $ 444,034
b. Claims adjustment expenses incurred —
c. Premiums earned 2,688,782
d. Other (1,793)
Company: SCOTTISH RE (US) INC $ 3,131,023

Certified Reinsurer Rating Downgraded or Status Subject to Revocation

The Company did not have any certified reinsurer’s rating downgraded or status subject to revocation during 2023.

The Company did not have any reinsurance of variable annuity contracts with an affiliated captive reinsurer during
2023.

Ceded Reinsurance of XXX/AXXX with an Affiliated Captive Reinsurer

The Company did not have any RBC shortfall for ceded XXX/AXXX reinsurance with an affiliated captive reinsurer
subject to the XXX/AXXX captive framework during 2023.

Reinsurance Credit

(1)

2)

)

“4)

)

(6)

The Company had no reinsurance contracts subject to A-791 that includes a provision, which limits the reinsurer’s
assumption of significant risks identified as in A-791.

The Company had no reinsurance contracts that are not subject to A-791, for which reinsurance accounting was
applied and includes a provision that limits the reinsurer’s assumption of risk.

The Company had no reinsurance contracts that contain features described below which result in delays in
payment in form or in fact:

*  Provisions which permit the reporting of losses, or settlements are made, less frequently than quarterly or
payments due from the reinsurer are not made in cash within ninety (90) days of the settlement date (unless

there is no activity during the period).

*  Payment schedule, accumulating retentions from multiple years or any features inherently designed to delay
timing of the reimbursement to the ceding entity.

The Company had no reinsurance contracts that are not subject to A-791 and not yearly renewable term, which
meet the risk transfer requirements of SSAP No. 61R.

The Company did not cede any risk which is not subject to A-791 and not yearly renewable term reinsurance,
under any reinsurance contract during the period covered by the financial statement, and either:

*  Accounted for that contract as reinsurance under statutory accounting principles (“SAP”) and as a deposit
under generally accepted accounting principles (“GAAP”); or

*  Accounted for that contract as reinsurance under GAAP and as a deposit under SAP.

If affirmative disclosure is required for Paragraph 23H(5) above, explain why the contract(s) is treated differently
for GAAP and SAP. None
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24. Retrospectively Rated Contracts & Contracts Subject to Redetermination

The Company had no retrospectively rated contracts nor contracts subject to redetermination as of December 31, 2023. In
addition, the Company has no paid or payable medical loss ratio rebates and is not subject to the risk sharing provision of
the Affordable Care Act ("ACA").

25. Change in Incurred Losses and Loss Adjustment Expenses

A. Reserves as of December 31, 2022 were $4,043,788. As of December 31, 2023, $737,725 has been paid for incurred
claims and claim adjustment expenses attributable to insured events of prior years. Reserves remaining for prior years
are now $3,448,491 as a result of re-estimation of unpaid claims and claim adjustment expenses. Therefore, there has
been a $142,428 unfavorable prior-year development from December 31, 2022 to December 31, 2023. The increase is
generally the result of ongoing analysis of recent loss development trends. Original estimates are increased or
decreased, as additional information becomes known regarding individual claims.

B. The Company has not made any significant changes to its methodologies or assumptions for calculating unpaid loss
liabilities and loss adjustment expenses for the year ended December 31, 2023.

26. Intercompany Pooling Arrangements

The Company did not participate in any intercompany pooling arrangements during 2023 and 2022.
27. Structured Settlements

A. The Company had no loss reserves eliminated by annuities, nor was the Company contingently liable for such
amounts.

B. The aggregate value of annuities due from any life insurer for which the Company has not obtained a release of
liability from the claimant as a result of the purchase of an annuity does not equal or exceed 1% of policyholders’
surplus.

28. Health Care Receivables
The Company had no health care receivables during the years 2023, 2022 and 2021.

29. Participating Policies

Direct premiums on participating policies in the amount of $10,248,869 and $11,467,498 represented approximately 7.6%
and 8.2% of the Company’s direct premiums at December 31, 2023 and 2022, respectively.

The amount of incurred policyholder dividends in 2023 and 2022, as reported in dividends to policyholders, was
$2,672,442 and $1,763,106, respectively. This is equal to the sum of dividends paid during the year, the change in the

amount of dividends due and unpaid and the change in provision for dividends payable in the following year.

30. Premium Deficiency Reserves

(1) Liability carried for premium deficiency reserves $ —
(2) Date of the most recent evaluation of this liability 12/31/2023
(3) Was anticipated investment income utilized in the calculation? Yes

31. Reserves for Life Contracts and Deposit-Type Contracts

(1) For variable life insurance, the Company waives the deduction of deferred premiums at death and returns a portion of
the final premium beyond the date of death. Reserves are calculated on a continuous basis, which automatically
provides for non-deduction of deferred fractional premiums and refund of premiums beyond the date of death.
Surrender values in excess of the reserves as legally computed are shown in Exhibit 5, Section G and amount to
$44.168.

(2) An additional reserve is calculated for rated policies and policies with flat extra premiums, using special mortality
tables according to the underwriting classification and extra risk, and the same interest rate and method as standard
lives.

(3) As of December 31, 2023, the Company had $64,817,376 of insurance in force for which the gross premiums are less
than the net premiums according to the standard valuation set by the Commonwealth of Massachusetts. Reserves to
cover the above insurance totaled the gross amount of $331,415 at December 31, 2023, and are reported in Exhibit 5,
Miscellaneous Reserves.

(4) Tabular interest is determined by formula as described in the instructions for all traditional product types. For universal
life, variable universal life and the flexible premium annuity products accrued interest credited to the fund balances

was used in the calculations of tabular interest.

The tabular less actual reserve released has been determined by formula as described in the instructions.
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(5) The tabular interest for funds not involving life contingencies for each valuation rate and contractual guaranteed rate
was determined as the statutory amount required to support the required statutory reserve based on the commissioner’s
annuity reserve valuation method. Generally it is the product of such valuation rate of interest times the mean funds at
the beginning and end of the valuation period.

(6) The general nature of other reserve changes (Page 7, line 7) is newer items that were not anticipated when the Analysis
of Increase in Reserves During the Year exhibit was created. These items include reserves established as a result of
asset adequacy analysis, reserves for secondary guarantees on universal life policies and General Account reserves
held for variable annuity guaranteed minimum death benefits and guaranteed living benefits.

The details for other changes are as follows:

Ordinary Group
Credit Life
(Group
Industrial Individual Supplementary and Life
Item Total Life Life Insurance Annuities Contracts Individual) Insurance Annuities
AG43 standard scenario excess $ — 8 — 3 — 8 — 3 — 3 — — 8 —
Increase in Miscellaneous Annuity
Reserves 266,000,000 — — 266,000,000 — — — —
Increase in VM-21 Stochastic Reserve (79,244,583) — — (79,244,583) — — — —
For excess of valuation net premiums
over corresponding gross premiums 23,633 — 23,633 — — — — —
For surrender values in excess
otherwise required and carried in this
schedule (8,545) — (8,545) — — — — —
Guaranteed minimum death benefits (2,446,569) — (2,446,569) — — — — —
Reinsurance ceded (186,755,356) — 61 (186,755,417) — — — —
Total $ (2,431,420 $ — 8 (2,431,420 $ — 3 — 8 — — 8 —

32. Analysis of Annuity Actuarial Reserves and Deposit Liabilities by Withdrawal Characteristics

.. L. Separate Account Separate Account
A. Individual Annuities General Account with Guarantees Nonguaranteed Total % of Total
1. Subject to discretionary withdrawal:
With market value adjustment $ — 3 — 3 — 3 — — %
At book value less current surrender
charge of 5% or more 2,093,610 — — 2,093,610 0.1
At fair value — — 2,900,370,343 2,900,370,343 90.8
Total with market value adjustment or at fair value 2,093,610 — 2,900,370,343 2,902,463,953 90.9
At book value without adjustment (minimal or
no charge adjustment) 193,845,292 — — 193,845,292 6.1
2. Not subject to discretionary withdrawal 77,793,482 — 16,744,362 94,537,844 3.0
3. Total (gross: direct + assumed) 273,732,384 — 2,917,114,705 3,190,847,089 100.0 %
4. Reinsurance ceded (150,733,794) — — (150,733,794)
5. Total* (net) $ 122,998,590 § — $ 2917,114,705 $ 3,040,113,295
Amount included in Alb above that will move to Ale for the first
6. time within the year after the statement date $ 1,258,241  § — 3 — 3 1,258,241
.. Separate Account Separate Account
B. GI'OUp Annuities General Account with Guarantees Nonguaranteed Total % of Total
1. Subject to discretionary withdrawal:
With market value adjustment $ — 3 — 3 — 3 — — %
At book value less current surrender
charge of 5% or more — — — _ _
At fair value — — 62,933 62,933 17.2
Total with market value adjustment or at fair value — — 62,933 62,933 17.2
At book value without adjustment (minimal or
no charge adjustment) — — — — -
2. Not subject to discretionary withdrawal 303,982 — — 303,982 82.8
3. Total (gross: direct + assumed) 303,982 — 62,933 366,915 100.0 %
4. Reinsurance ceded — — — —
5. Total* (net) $ 303,982 § — 8 62,933 $ 366,915
Amount included in B1b above that will move to Ble for the first
6. time withing a year after the statement date — % — 8 — —
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1.

. Separate Account
C. Deposit-Type Contracts General Account with Guarantees

Separate Account
Nonguaranteed

Total

% of Total

Subject to discretionary withdrawal:

With market value adjustment $ — 8

At book value less current surrender
charge of 5% or more —

At fair value —

— %

Total with market value adjustment or at fair value —

At book value without adjustment (minimal or
no charge adjustment) 99,624,726

Not subject to discretionary withdrawal 9,551,665

1,497,777

99,624,726
11,049,442

90.0
10.0

Total (gross: direct + assumed) 109,176,391

Reinsurance ceded (99,136,031)

1,497,777

110,674,168
(99,136,031)

Total* (net) $ 10,040,360 $

— 3

1,497,777

$

11,538,137

Amount included in C1b above that will move to Cle in the year
after the statement date — 3

Reconciliation of total annuity actuarial reserves and deposits fund liabilities.

D. Life & Accident & Health Annual Statement:

Exhibit 5, Annuities Section, Total (net) $
Exhibit 5, Supplementary Contract with Life Contingencies Section Total
Exhibit 7, Deposit-Type Contracts, Line 14, Column 1

Subtotal

Separate Accounts Annual Statement:

Exhibit 3, Line 0299999, Column 2

Exhibit 3, Line 0399999, Column 2

Policyholder dividend and coupon accumulations
Policyholder premiums

Guaranteed interest contracts

Other contract deposit funds

Subtotal

Total annuity actuarial reserves and deposit liabilities $

19.31

Amount

83,900,677
39,401,895
10,040,360
133,342,932

2,900,433,276
16,744,362

1,497,777
2,918,675,415

3,052,018,347

100.0 %
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33. Analysis of Life Actuarial Reserves by Withdrawal Characteristics

General Account

A. Account Value Cash Value Reserve

1) Subject to discretionary withdrawal:
Term policies with cash value S —  $ — —
Universal life 17,934,972 18,520,209 18,568,256

IS

o

Universal life with secondary guarantees — — —

o

Indexed universal life — — _

Indexed universal life with secondary
guarantees — — —

Indexed life — — —
Other permanent cash value life 225,841,337 225,841,337 245,238,088
Variable life — — —
i. Variable universal life 552,132,726 551,847,061 594,992,830

5omos 0

j- Miscellaneous reserves — _ _

?2) Not subject to discretionary withdrawal:
Term policies without cash value XXX XXX 195,222,928
Accidental death benefits XXX XXX 181,378
Disability - active lives XXX XXX 1,855,900
d. Disability - disabled lives XXX XXX 5,187,825
e. Miscellaneous reserves XXX XXX 38,924,860
3) Total (gross: direct + assumed) 795,909,035 796,208,607 1,100,172,065
“) Reinsurance ceded — — 196,789,431
5) Total (Net) (C) - (D) $ 795909,035 $ 796,208,607 $ 903,382,634

S

°

Reconciliation of total life actuarial reserves.

Separate Account with Guarantees Separate Account - Nonguaranteed

B-C. Account Value Cash Value Reserve Account Value Cash Value Reserve

(1) Subject to discretionary withdrawal:
a. Term policies with cash value $ — 3 — 3 — $ — % — 3 —
b. Universal life — — — — — _
c. Universal life with secondary guarantees — — — — — _

d. Indexed universal life — — — — — _

Indexed universal life with secondary
€. guarantees — — — — — _

f. Indexed life — — — — — _
Other permanent cash value life — — — — — _
Variable life — — — — — _
i. Variable universal life — — — 3,657,956,693 3,646,915,128 3,657,935,387

j. Miscellaneous reserves — — — — — —

(2)  Not subject to discretionary withdrawal:
a. Term policies without cash value XXX XXX — XXX XXX —
b. Accidental death benefits XXX XXX — XXX XXX —
c. Disability - active lives XXX XXX — XXX XXX —
d. Disability - disabled lives XXX XXX — XXX XXX —
e. Miscellaneous reserves XXX XXX — XXX XXX —
(3) Total (gross: direct + assumed) — — — 3,657,956,693 3,646,915,128 3,657,935,387

(4)  Reinsurance ceded — — — _ _ _

(5) Total (Net) (C) - (D) $ — s — 3 —  $3,657,956,693  $3,646,915,128  $3,657,935,387

Reconciliation of total life actuarial reserves.

D.  Life & Accident & Health Annual Statement: Amount

(1) Exhibit 5, Life insurance Section, Total (net) N 857,232,945
(2) Exhibit 5, Accidental Death Benefits Section, Total (net) 181,378
(3) Exhibit 5, Disability - Active Lives Section, Total (net) 1,855,900
(4) Exhibit 5, Disability - Disabled Lives Section, Total (net) 5,187,825

(5) Exhibit 5, Miscellaneous Reserves Section, Total (net) 38,924,586

(6) Subtotal 903,382,634

Separate Accounts Annual Statement:
(7) Exhibit 3, Line 0199999, Column 2 3,657,935,387
(8) Exhibit 3, Line 0499999, Column 2 —
(9) Exhibit 3, Line 0599999, Column 2 —

(10) Subtotal 3,657,935,387

(11) Total life actuarial reserves $ 4,561,318,021

19.32



ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

NOTES TO THE FINANCIAL STATEMENTS

34. Premiums and Annuity Considerations Deferred and Uncollected

A. Deferred and uncollected life insurance premiums and annuity considerations as of December 31, 2023 were as
follows:

Type Gross Net of Loading
Industrial $ — S —

Ordinary new business
Ordinary renewal 11,205,291 7,804,548
Credit life — —

Group life

Group annuity —
Total $ 11,205291  § 7,804,548

35. Separate Accounts
A. Separate Accounts Activity

(1) The Company utilizes Separate Accounts to record assets and liabilities related to products in the table below. The
liabilities consist of reserves established to meet withdrawal and future benefit payment contractual provisions.
Investment risk associated with market value changes are generally borne by the clients, except to the extent of the
minimum guarantees made by the Company with respect to certain Separate Accounts.

(2) As of December 31, 2023 and 2022, the Company’s Separate Account Annual Statement included legally

insulated assets of $6,581,322,915 and $6,084,574,501, respectively. The assets legally insulated from the General
Account as of December 31, 2023, are attributable to the following products/transactions:

Separate Account Assets

Product/Transaction Legally Insulated Not Legally Insulated
Group Variable Annuities $ 62,933 $ —
Individual Variable Annuities 2,922,793,603 —
Variable Life Insurance 3,658,466,379 —
Total $ 6,581,322,915 8 —

(3) The Company does not have Separate Account products that have guarantees backed by the General Account.

(4) The Company does not engage or participate in securities lending transactions within any Separate Account.
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B. General Nature and Characteristics of Separate Accounts Business

Information regarding the Separate Accounts of the Company is as follows:

Nonindexed
Guarantee
Less than/

Indexed Equal to 4%

Nonindexed
Guarantee
More than 4%

Nonguaranteed
Separate
Accounts

Total

(1) Premiums, considerations or deposits

for year ended 12/31/2023 $ — —

$ 85,008,886

$ 85,008,886

Reserves at 12/31/2023
(2) For accounts with assets at:

a. Fair value $ — S —
b. Amortized cost — —

$ 6,576,610,801

$6,576,610,801

c. Total reserves $ — § —

$ 6,576,610,801

$6,576,610,801

(€) By withdrawal characteristics:
a. Subject to discretionary withdrawal

1. With market value adjustment

2. At book value without market
value adjustment and with
current surrender charge of 5% or

more — —

3. At fair value — _

4. At book value without market
value adjustment and with
current surrender charge less than

5% — —

6,558,305,730

6,558,305,730

5. Subtotal — —

Not subject to discretionary

b. withdrawal — —

6,558,305,730

18,305,071

6,558,305,730

18,305,071

c. Total reserves $ — $ —

$ 6,576,610,801

$6,576,610,801

(4) Reserves for Asset Default Risk in lieu

of asset valuation reserve $ — —

C. Reconciliation of Net Transfers to or (from) Separate Accounts:

(1) Transfers as reported in the Summary of Operations of the
Separate Accounts Annual Statement:
a. Transfers to Separate Accounts (Page 4, Line 1.4) $
b. Transfers from Separate Accounts (Page 4, Line 10)

c. Net transfers to or (from) Separate Accounts (a) - (b)

(2) Reconciling Adjustments

(3 Transfers as reported in the Summary of Operations of the
Life, Accident & Health Annual Statement (1¢) + (2) =
(Page 4, Line 26)

36. Loss/Claim Adjustment Expenses

The Company had no expected recoveries from salvage and subrogation deducted from the unpaid claims liability. All loss

85,008,886
615,248,839
(530,239,953)

$  (530,239,953)

and claim adjustment expenses are embedded in Exhibit 6 and Exhibit 8 reserves.
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GENERAL INTERROGATORIES

PART 1 - COMMON INTERROGATORIES
GENERAL

Is the reporting entity a member of an Insurance Holding Company System consisting of two or more affiliated persons, one or more of which
IS @M INSUMBI? ..ot b bbb e b e b bt e b b e e b e b s b b e S0 b e o0 E e e b e heh b bbbt e b b e b e e bbbt bbbt
If yes, complete Schedule Y, Parts 1, 1A, 2 and 3.

If yes, did the reporting entity register and file with its domiciliary State Insurance Commissioner, Director or Superintendent or with
such regulatory official of the state of domicile of the principal insurer in the Holding Company System, a registration statement
providing disclosure substantially similar to the standards adopted by the National Association of Insurance Commissioners (NAIC) in
its Model Insurance Holding Company System Regulatory Act and model regulations pertaining thereto, or is the reporting entity

Yes [ X] No[ ]

subject to standards and disclosure requirements substantially similar to those required by such Act and regulations? ...............ccc........ Yes [ X] No[ ] NAT[ ]

SHALE REGUIGTING? ...t a st e s e s e e st e st e st e st e st e st e st e st e et ea e e R e e Rt ea e e st eR s e Rt e a e e n b e a e a e et et et et et et e e e
Is the reporting entity publicly traded or a member of @ publicly traded GroUP? ..........ccoiiiiiiiiii e

If the response to 1.4 is yes, provide the CIK (Central Index Key) code issued by the SEC for the entity/group. ..........cccceveviiciiicienne

Massachusetts
Yes [ X] No[ ]

0001685040

Has any change been made during the year of this statement in the charter, by-laws, articles of incorporation, or deed of settlement of the
[CToToTa (1aTe T =T (1TSS ROR PSRRI

LT F= (=X el i =T Lo L TR

Yes[ 1 No[X]

State as of what date the latest financial examination of the reporting entity was made or is being made. ...........ccccceviiiiiiiiiicicce

12/31/2022

State the as of date that the latest financial examination report became available from either the state of domicile or the reporting
entity. This date should be the date of the examined balance sheet and not the date the report was completed or released. ...................

12/31/2017

State as of what date the latest financial examination report became available to other states or the public from either the state of
domicile or the reporting entity. This is the release date or completion date of the examination report and not the date of the
examination (balance sheet date). ...

06/14/2019

By what department or departments?
Massachusetts DiVISION Of INSUFANCE .........cuiiiiiiiiiie ettt ettt e s e st e st e st e st e s e et e e et e st e e ene et e e et eneeneeneens

Have all financial statement adjustments within the latest financial examination report been accounted for in a subsequent financial
statement filed With DEPAMMENTS? .......c.c.ovovicceeeeeeeeececeeeeeeteeeeeaeaete s s s sasaesesesesssssaeseses s s sssssesesesssassssesesessssssssesssassssansesesasasssansssesasnananenen Yes [

Have all of the recommendations within the latest financial examination report been complied With? ...........cc.ccoeeiieeiiiiiiiiciececeee Yes [

During the period covered by this statement, did any agent, broker, sales representative, non-affiliated sales/service organization or any
combination thereof under common control (other than salaried employees of the reporting entity), receive credit or commissions for or control
a substantial part (more than 20 percent of any major line of business measured on direct premiums) of:

4.11 sales of NEW DUSINESS? ........cccooiiiiii s

4.12 renewals? ........cccoceeeieennnn.
During the period covered by this statement, did any sales/service organization owned in whole or in part by the reporting entity or an affiliate,
receive credit or commissions for or control a substantial part (more than 20 percent of any major line of business measured on direct
premiums) of:

4.21 sales of NEW DUSINESS? .......coiiiiiiiiiiii s
4.22 FENEWAIST ...ttt bbbt bbb

Has the reporting entity been a party to a merger or consolidation during the period covered by this statement? .............ccccooiiiiiiiiiiiiccs
If yes, complete and file the merger history data file with the NAIC.

If yes, provide the name of the entity, NAIC Company Code, and state of domicile (use two letter state abbreviation) for any entity that has
ceased to exist as a result of the merger or consolidation.

1 2 3
Name of Entity NAIC Company Code | State of Domicile

Has the reporting entity had any Certificates of Authority, licenses or registrations (including corporate registration, if applicable) suspended or
revoked by any governmental entity during the reporting PEHOA? ..ottt

If yes, give full information:

Does any foreign (non-United States) person or entity directly or indirectly control 10% or more of the reporting entity? ...........c.ccoovvvniiiinine

If yes,
7.21 State the percentage Of FOr@IGN CONTIOL; .........oiu i it b bbb bbbt bbbt bbbt bbbttt be b e b re b e

7.22 State the nationality(s) of the foreign person(s) or entity(s); or if the entity is a mutual or reciprocal, the nationality of its manager or
attorney-in-fact and identify the type of entity(s) (e.g., individual, corporation, government, manager or attorney-in-fact).

1 2
Nationality Type of Entity

20

I N[ 1 NALKX]I

I N[ 1 NALKX]I

Yes[ 1 No[ X]
Yes[ 1 No[ X]
Yes[ 1 No[X]
Yes[ 1 No[X]

Yes[ 1 No[X]

Yes[ 1 No[ X]

Yes[ 1 No[X]

0.0 %




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

GENERAL INTERROGATORIES

8.1 Is the company a subsidiary of a depository institution holding company (DIHC) or a DIHC itself, regulated by the Federal Reserve Board? ...... Yes[ ] No[X]
8.2 Ifthe response to 8.1 is yes, please identify the name of the DIHC.
8.3 Is the company affiliated with one or more banks, thrifts or securities firms? .............coco i Yes [ X] No[ ]
8.4 Ifresponse to 8.3 is yes, please provide below the names and location (city and state of the main office) of any affiliates regulated by a federal

regulatory services agency [i.e. the Federal Reserve Board (FRB), the Office of the Comptroller of the Currency (OCC), the Federal Deposit

Insurance Corporation (FDIC) and the Securities Exchange Commission (SEC)] and identify the affiliate's primary federal regulator.

1 2 3 4 5 6
Affiliate Name Location (City, State) FRB [ OCC | FDIC | SEC
Brighthouse Investment Advisers, LLC ......ccovvviieviveiciieicieeeei Boston, MA ..o oo Joeeeeeeees | ... YES....

Brighthouse Securities, LLC Charlotte, NC . YES...
8.5 Is the reporting entity a depository institution holding company with significant insurance operations as defined by the Board of Governors of

Federal Reserve System or a subsidiary of the depository institution holding COMPANY? ............ccccoeueieiiieieceeeeee et eeeeee e Yes[ 1 No[X]
8.6 Ifresponse to 8.5 is no, is the reporting entity a company or subsidiary of a company that has otherwise been made subject to the

Federal ReServe BOArd’s CAPItAl TUIE? ............ccc.c.ovovvcucueeeeeeeececeeeeeeeeesaeaetesesesssaeseaesesesasasseseses s s s setesesssssssssesesssasassssesasasassnsesesamasanansnsana Yes[ 1 No[X] NA[ ]

9.  What is the name and address of the independent certified public accountant or accounting firm retained to conduct the annual audit?
Deloitte & Touche, LLP, 30 Rockefeller Plaza, New YOrk, NY 10112-0015 ........cciiiiiiiiiriiiinieniese ettt bbb
10.1 Has the insurer been granted any exemptions to the prohibited non-audit services provided by the certified independent public accountant
requirements as allowed in Section 7H of the Annual Financial Reporting Model Regulation (Model Audit Rule), or substantially similar state
law or regulation? ..
10.2 If the response to 10.

Yes[ ] No[X]

10.3 Has the insurer been granted any exemptions related to the other requirements of the Annual Financial Reporting Model Regulation as
allowed for in Section 18A of the Model Regulation, or substantially similar state law or regulation? .............cccceueueveiieeuereieieeeieeeee s Yes[ ] No[X]
10.4 If the response to 10.3 is yes, provide information related to this exemption:

10.5 Has the reporting entity established an Audit Committee in compliance with the domiciliary state insurance laws? ....

10.6 If the response to 10.5 is no or n/a, please explain.
Pursuant to MA insurance law, the audit committee of an entity that controls an insurer may be the insurer's audit committee. .........................

] No[ ] NALX]

11.  What is the name, address and affiliation (officer/employee of the reporting entity or actuary/consultant associated with an actuarial consulting
firm) of the individual providing the statement of actuarial opinion/certification?
Tyler Gates - Leader - Actuarial Projections and Appointed Actuary, 11225 North Community House Road, Charlotte, NC 28277 ....

12.1 Does the reporting entity own any securities of a real estate holding company or otherwise hold real estate indirectly? ........................
12.11 Name of real estate holding company ... See Explanation in 12.2
12.12 Number of parcels involved
12.13 Total book/adjusted carrying value

Yes [ X] No[ ]

77,696,842

12.2 If yes, provide explanation
The company owns 22 securities of miscellaneous REIT investments that can be found on the Schedule D-Part 1 and 2 of the General
T T TR
13.  FOR UNITED STATES BRANCHES OF ALIEN REPORTING ENTITIES ONLY:
13.1  What changes have been made during the year in the United States manager or the United States trustees of the reporting entity?

13.2 Does this statement contain all business transacted for the reporting entity through its United States Branch on risks wherever located? .......... Yes[ ] No[ ]
13.3 Have there been any changes made to any of the trust indentures during the Year? ... . Yes[ ] No[ ]
13.4 If answer to (13.3) is yes, has the domiciliary or entry state approved the changes? .... Yes[ 1 No[ 1 NAT ]
14.1  Are the senior officers (principal executive officer, principal financial officer, principal accounting officer or controller, or persons performing

similar functions) of the reporting entity subject to a code of ethics, which includes the following standards? ...............cccceeiverievereresiieeeeeeeenns Yes [ X] No[ ]

a. Honest and ethical conduct, including the ethical handling of actual or apparent conflicts of interest between personal and professional

relationships;

b. Full, fair, azcurate, timely and understandable disclosure in the periodic reports required to be filed by the reporting entity;

c. Compliance with applicable governmental laws, rules and regulations;

d. The prompt internal reporting of violations to an appropriate person or persons identified in the code; and

e. Accountability for adherence to the code.
14.11 If the response to 14.1 is No, please explain:

14.2 Has the code of ethics for senior managers been amended?
14.21 If the response to 14.2 is yes, provide information related to amendment(s).

Yes[ ] No[X]

14.3 Have any provisions of the code of ethics been waived for any of the specified officers? ... Yes[ ] No[X]
14.31 If the response to 14.3 is yes, provide the nature of any waiver(s).

20.1
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15.1 Is the reporting entity the beneficiary of a Letter of Credit that is unrelated to reinsurance where the issuing or confirming bank is not on the

SVIO BANK LISE? ...ttt bttt et b ke bR £ R e £ E ek SR h e h £ e R e R £ R R £ R e £ R Rt e b £ e b e e E et b e b et b et bbbttt r s Yes[ 1 No[X]
15.2 If the response to 15.1 is yes, indicate the American Bankers Association (ABA) Routing Number and the name of the issuing or confirming

bank of the Letter of Credit and describe the circumstances in which the Letter of Credit is triggered.

1 2 3 4
American
Bankers
Association
(ABA) Routing
Number Issuing or Confirming Bank Name Circumstances That Can Trigger the Letter of Credit Amount

BOARD OF DIRECTORS

16. Is the purchase or sale of all investments of the reporting entity passed upon either by the board of directors or a subordinate committee

Q= I0= oL OO Yes [ X] No [ ]
17.  Does the reporting entity keep a complete permanent record of the proceedings of its board of directors and all subordinate committees
A= I0= oL OO Yes [ X] No [ ]

18.  Has the reporting entity an established procedure for disclosure to its board of directors or trustees of any material interest or affiliation on the
part of any of its officers, directors, trustees or responsible employees that is in conflict or is likely to conflict with the official duties of such

FoT= Yo 12RO Yes [ X] No[ ]
FINANCIAL
19. Has this statement been prepared using a basis of accounting other than Statutory Accounting Principles (e.g., Generally Accepted
ACCOUNTING PTINGIPIES)? ....vvveveeececteteteeeeee ettt eeeeeseaetetesee s s saetesesessssaesesesesssssetesasassnsesesesasasensssseetasassesssntesesasansssetesesassnsssetetasassnsnsesesesasansnsntesesanans Yes[ 1 No[X]

20.1 Total amount loaned during the year (inclusive of Separate Accounts, exclusive of policy loans):  20.11 To directors or other officers

20.12 To stockholders not officers
20.13 Trustees, supreme or grand

(Fraternal Only) .......ccccocvvevevevevererennn F o 0
20.2 Total amount of loans outstanding at the end of year (inclusive of Separate Accounts, exclusive of
policy loans): 20.21 To directors or other officers................. F o 0
20.22 To stockholders not officers.................. F o 0
20.23 Trustees, supreme or grand
(Fraternal Only) .......cccceevevevevivererennns F 0
21.1  Were any assets reported in this statement subject to a contractual obligation to transfer to another party without the liability for such
obligation being reported iN the SIAEMEN? .............c.c.oveecceeeeee et ceeee et se s e aete e eesasae s et e s s sasssaesesesssasassesesasssassssssesasnsnsnsesssasasansnsssssnanans Yes[ 1 No[X]
21.2 If yes, state the amount thereof at December 31 of the current year: 21.21 Rented from others.......oovveeeevvveeneinnn

21.22 Borrowed from others
21.23 Leased from others
21.24 Other ...c.ooveiiiciiciieeeee e
221 Does this statement include payments for assessments as described in the Annual Statement Instructions other than guaranty fund or
guaranty association assessments? ......
22.2 If answer is yes:

22.23 Other amounts paid
23.1 Does the reporting entity report any amounts due from parent, subsidiaries or affiliates on Page 2 of this statement? .........
23.2 If yes, indicate any amounts receivable from parent included in the Page 2 amount: ......... .

24.1 Does the insurer utilize third parties to pay agent commissions in which the amounts advanced by the third parties are not settled in full within
90 AYS? ...eoveeee ettt ettt e et ettt et ee e e e ettt e e eeaneeae st esenaneetete s et eesnAeAe st s enanseAe st et ensnA ettt esensne ettt esensseeee st et enanseae et et enanseae st esensnsetetesasensneeeesesan s Yes[ 1 No[X]
24.2 If the response to 24.1 is yes, identify the third-party that pays the agents and whether they are a related party.

Is the
Third-Party Agent
a Related Party

Name of Third-Party (Yes/No)

INVESTMENT

25.01 Were all the stocks, bonds and other securities owned December 31 of current year, over which the reporting entity has exclusive control, in
the actual possession of the reporting entity on said date? (other than securities lending programs addressed in 25.03)............cccccevvrveeevereinenns Yes [ ] No[X]
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If no, give full and complete information, relating thereto
S NOTE BL ... b bbb bR bR bR E e E b e b e b e bR R bbb bbb

For securities lending programs, provide a description of the program including value for collateral and amount of loaned securities, and
whether collateral is carried on or off-balance sheet. (an alternative is to reference Note 17 where this information is also provided)
The Company does not have a security [ENAING PrOGIAM. ..ottt ettt et et e st es e et et et e e e e et e e e e eneeneeeans

For the reporting entity’s securities lending program, report amount of collateral for conforming programs as outlined in the Risk-Based Capital
I3 (U Ted 7o Y-V OO $ s 0

For the reporting entity’s securities lending program, report amount of collateral for other programs. ............ccccuviiiiiiiii e $

Does your securities lending program require 102% (domestic securities) and 105% (foreign securities) from the counterparty at the
OULSEE OF tNE COMITACE? ..ottt ettt s e et eaeae e e e e s s s s aeeee et s s ssasesses s s s snessesan s sssnsnses s s snansetesansanssansessnasananensnas Yes[ 1 N[ ] NAT[ ]

Does the reporting entity non-admit when the collateral received from the counterparty falls below 100%? .........ccooeiiiiieiciiciciiccee Yes[ ] N[ 1 NA[ 1

Does the reporting entity or the reporting entity’s securities lending agent utilize the Master Securities lending Agreement (MSLA) to
CONAUGE SECUMIHIES IBNAING? ....e.vveveeeececeeee ettt aeee et eese e aeae s e e s s s aeeese s s s s seseees s s ssseseses s s sssnsesesem s assnsesss s s ssansesessanasansesesannananenen Yes[ 1 N[ ] NAT[ ]

For the reporting entity’s securities lending program state the amount of the following as of December 31 of the current year:

25.091 Total fair value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2. .........ccccooeiieiiiiieieniceceeeee $
25.092 Total book/adjusted carrying value of reinvested collateral assets reported on Schedule DL, Parts 1and 2 .................... $
25.093 Total payable for securities lending reported on the liability page. .........cccoiiiiiiiiii e $

Were any of the stocks, bonds or other assets of the reporting entity owned at December 31 of the current year not exclusively under the
control of the reporting entity or has the reporting entity sold or transferred any assets subject to a put option contract that is currently in
force? (Exclude securities subject to INterrogatory 21.1 @nd 25.03). ........ccceuiiiiieiuereiiiiiiesesesesei sttt ssssese s s sssss s b s st sssesese b s st sssssesesessssnsesesasas Yes [ X] No[ ]

If yes, state the amount thereof at December 31 of the current year: 26.21 Subject to repurchase agreements
26.22 Subject to reverse repurchase agreements
26.23 Subject to dollar repurchase agreements ...................
26.24 Subject to reverse dollar repurchase agreements
26.25 Placed under option agreements ............ccccceeveneenns 0
26.26 Letter stock or securities restricted as to sale -
excluding FHLB Capital Stock ..........cccoceevreernenennne F e 0
26.27 FHLB Capital Stock
26.28 On deposit with states

cooo

26.29 On deposit with other regulatory bodies ..................... B s 0
26.30 Pledged as collateral - excluding collateral pledged to
AN FHLB ..o $ e 0

26.31 Pledged as collateral to FHLB - including assets
backing funding agreements
26.32 Other

For category (26.26) provide the following:

1 2 3
Nature of Restriction Description Amount
Does the reporting entity have any hedging transactions reported on Schedule DB? ... Yes [ X] No[ ]
If yes, has a comprehensive description of the hedging program been made available to the domiciliary state? ...........cccccooiviiniinienens Yes [ X] No[ 1 NA[ ]

If no, attach a description with this statement.

LINES 27.3 through 27.5: FOR LIFE/FRATERNAL REPORTING ENTITIES ONLY:

27.3

27.4

275

28.2

29.

29.01

Does the reporting entity utilize derivatives to hedge variable annuity guarantees subject to fluctuations as a result of interest rate sensitivity? Yes[ 1 No[X]

If the response to 27.3 is YES, does the reporting entity utilize:

27.41 Special accounting provision of SSAP No. 108 Yes[ 1 No[ X]
27.42 Permitted accounting practice Yes[ 1 No[ X]
27.43 Other accounting QUIdANCE ............c.couiiiiiiiiii e Yes[ 1 No[ X]
By responding YES to 27.41 regarding utilizing the special accounting provisions of SSAP No. 108, the reporting entity attests to the
foIIowmg .................................................................................................................................................................................................................. Yes[ ] No[X]
The reporting entity has obtained explicit approval from the domiciliary state.
. Hedging strategy subject to the special accounting provisions is consistent with the requirements of VM-21.
. Actuarial certification has been obtained which indicates that the hedging strategy is incorporated within the establishment of VM-21
reserves and provides the impact of the hedging strategy within the Actuarial Guideline Conditional Tail Expectation Amount.
. Financial Officer Certification has been obtained which indicates that the hedging strategy meets the definition of a Clearly Defined
Hedging Strategy within VM-21 and that the Clearly Defined Hedging Strategy is the hedging strategy being used by the company in
its actual day-to-day risk mitigation efforts.
Were any preferred stocks or bonds owned as of December 31 of the current year mandatorily convertible into equity, or, at the option of the
ISSUET, CONVETHIDIE INTO @QUITY? .....oeceeveeecececeeee et eeeecaeeeteee s acaeae et es s aeaese s s s s sassesesssssssesesesesssssssssses s s ssansesesessssssnsesesesssssssansesesssassnsnsesassassnsnensanas Yes[ 1 No[X]
If yes, state the amount thereof at December 31 0f the CUITENT YEAN. ...ttt ettt sa e e e e eneeas S e 0

Excluding items in Schedule E - Part 3 - Special Deposits, real estate, mortgage loans and investments held physically in the reporting entity's
offices, vaults or safety deposit boxes, were all stocks, bonds and other securities, owned throughout the current year held pursuant to a
custodial agreement with a qualified bank or trust company in accordance with Section 1, Il - General Examination Considerations, F.

Outsourcing of Critical Functions, Custodial or Safekeeping Agreements of the NAIC Financial Condition Examiners Handbook?... Yes [ X] No[ ]

For agreements that comply with the requirements of the NAIC Financial Condition Examiners Handbook, complete the following:

1 2
Name of Custodian(s) Custodian's Address
JP Morgan Chase & Co .... 4 Chase MetroTech Center, 6th Floor , Brooklyn, NY 11245 ...
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For all agreements that do not comply with the requirements of the NAIC Financial Condition Examiners Handbook, provide the name, location

and a complete explanation:

2
Location(s)

3
Complete Explanation(s)

Have there been any changes, including name changes, in the custodian(s) identified in 29.01 during the current year?...........c.ccoccovniniinencne. Yes[ 1 No[X]
If yes, give full and complete information relating thereto:
1 2 3 4
Old Custodian New Custodian Date of Change Reason
Investment management — Identify all investment advisors, investment managers, broker/dealers, including individuals that have the authority to
make investment decisions on behalf of the reporting entity. For assets that are managed internally by employees of the reporting entity, note as
such. ["...that have access to the investment accounts"; "...handle securities"]
1 2
Name of Firm or Individual Affiliation
Barings, LLC
Brighthouse Services, LLC
Goldman Sachs Asset Management, L.P. .......
Hamilton Lane Advisors, L.L.C. ............
MetLife Investment Management, LLC
29.0597 For those firms/individuals listed in the table for Question 29.05, do any firms/individuals unaffiliated with the reporting entity (i.e.
designated with a "U") manage more than 10% of the reporting entity’s invested assets?.. Yes [ X] No[ ]
29.0598 For firms/individuals unaffiliated with the reporting entity (i.e. designated with a "U") listed in the table for Question 29.05, does the
total assets under management aggregate to more than 50% of the reporting entity’s invested assets?..........ccovvereceeiennnescene Yes [ X] No [ ]
For those firms or individuals listed in the table for 29.05 with an affiliation code of "A" (affiliated) or "U" (unaffiliated), provide the information for
the table below.
1 2 3 4 5
Investment
Management
Central Registration Agreement
Depository Number Name of Firm or Individual Legal Entity Identifier (LEI) Registered With (IMA) Filed
106006 ........cocvvvrnne Barings, LLC ..o ANDKRHQKPRRG4Q2KLRO5 ........ SEC e NO..veee

107738

Brighthouse Services, LLC ....

. | 254900GBFIDJWMLK4 141

CF5M58QA35CFPUX70H17

. Goldman Sachs Asset Management, L.P.
107876 .... Hamilton Lane Advisors, L.L.C. ....cccccccee
142463 ... MetLife Investment Management, LLC

549300C02PNBHLHGA4K44
EAU07208FCR1S0XGYJ21

Not a Registered Investment

Advisor .

SEC ...

Does the reporting entity have any diversified mutual funds reported in Schedule D, Part 2 (diversified according to the Securities and

Exchange Commission (SEC) in the Investment Company Act of 1940 [S€CtON 5(D)(1)])? «ovvvreueeeeereeeeeeeeeeeeeeeeeaeseeesesesesesesesesessasaeseseseseseaees Yes[ 1 No[X]
If yes, complete the following schedule:
1 2 3
Book/Adjusted
CUSIP # Name of Mutual Fund Carrying Value
30.2999 - Total 0
30.3 For each mutual fund listed in the table above, complete the following schedule:
1 2 3 4
Amount of Mutual
Fund's Book/Adjusted
Carrying Value
Name of Significant Holding of the Attributable to the Date of
Name of Mutual Fund (from above table) Mutual Fund Holding Valuation
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31.

314

323

331
33.2

34.

35.

36.

37.

ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

GENERAL INTERROGATORIES

Provide the following information for all short-term and long-term bonds and all preferred stocks. Do not substitute amortized value or
statement value for fair value.

1 2 3

Excess of Statement
over Fair Value (-), or

Statement (Admitted) Fair Value over

Value Fair Value Statement (+)
311 BONAS ..ottt [ 891,622,042 |................ 791,271,578 | (100,350, 464)
31.2 Preferred SIOCKS ..........ovoviveveveeieiieeeesecee ettt ettt [V N [V T 0
31.3 Totals 891,622,042 791,271,578 (100,350, 464)

Describe the sources or methods utilized in determining the fair values:

Per Part 5, Section 1 of the Purposes and Procedures Manual of the NAIC Investment Analysis Office, Insurance companies can elect to not
use prices provided by the NAIC. They can select any of 5 price sources, as defined in this section, and identify them in their appropriate
schedule. Brighthouse and its affiliate insurance companies have chosen to not use market prices obtained from the NAIC. See Note 20 -
Determination Of FAIr VAIUE ..........cooiiiiiiii bbb bbbt d ettt

Was the rate used to calculate fair value determined by a broker or custodian for any of the securities in Schedule D? ............ccccooiiiiiiiieeen.

If the answer to 32.1 is yes, does the reporting entity have a copy of the broker’s or custodian’s pricing policy (hard copy or electronic copy) for
all brokers or custodians USEd @S @ PIICING SOUICE? .......c..iuiiiiieietii ettt ettt e e e e et e s es e ea e ea e e s e ea e es e e st e st e sees e es e e st eaeeaeene e e eseeneeneeneeneeneeneenen

If the answer to 32.2 is no, describe the reporting entity’s process for determining a reliable pricing source for purposes of disclosure of fair
value for Schedule D:

Have all the filing requirements of the Purposes and Procedures Manual of the NAIC Investment Analysis Office been followed? ......
If no, list exceptions:

By self-designating 5GI securities, the reporting entity is certifying the following elements of each self-designated 5GI security:
a. Documentation necessary to permit a full credit analysis of the security does not exist or an NAIC CRP credit rating for an FE or PL
security is not available.
b. Issuer or obligor is current on all contracted interest and principal payments.
c. The insurer has an actual expectation of ultimate payment of all contracted interest and principal.

Has the reporting entity self-designated SGI SECUNLIES? ......... .o oottt e h et e st e et et e e sb e e e e e e e eneeeneeeneenaeenneennen

By self-designating PLGI securities, the reporting entity is certifying the following elements of each self-designated PLGI security:
a. The security was purchased prior to January 1, 2018.
b. The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.
c. The NAIC Designation was derived from the credit rating assigned by an NAIC CRP in its legal capacity as a NRSRO which is shown
on a current private letter rating held by the insurer and available for examination by state insurance regulators.
d. The reporting entity is not permitted to share this credit rating of the PL security with the SVO.

Has the reporting entity self-designated PLGI SECUMIES? .........iiiiiiiiiiii bbb bbb bbb bbb b bt bbb nrenne e

By assigning FE to a Schedule BA non-registered private fund, the reporting entity is certifying the following elements of each self-designated
FE fund:
a. The shares were purchased prior to January 1, 2019.
b. The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.
c. The security had a public credit rating(s) with annual surveillance assigned by an NAIC CRP in its legal capacity as an NRSRO prior to
January 1, 2019.
d. The fund only or predominantly holds bonds in its portfolio.
e. The current reported NAIC Designation was derived from the public credit rating(s) with annual surveillance assigned by an NAIC CRP
in its legal capacity as an NRSRO.
f. The public credit rating(s) with annual surveillance assigned by an NAIC CRP has not lapsed.

Has the reporting entity assigned FE to Schedule BA non-registered private funds that complied with the above criteria? ..............cccccooeiiie.

By rolling/renewing short-term or cash equivalent investments with continued reporting on Schedule DA, Part 1 or Schedule E Part 2
(identified through a code (%) in those investment schedules), the reporting entity is certifying to the following:
a. The investment is a liquid asset that can be terminated by the reporting entity on the current maturity date.
b. If the investment is with a nonrelated party or nonaffiliate, then it reflects an arms-length transaction with renewal completed at the
discretion of all involved parties.
c. If the investment is with a related party or affiliate, then the reporting entity has completed robust re-underwriting of the transaction for
which documentation is available for regulator review.
d. Short-term and cash equivalent investments that have been renewed/rolled from the prior period that do not meet the criteria in 37.a -
37.c are reported as long-term investments.

Has the reporting entity rolled/renewed short-term or cash equivalent investments in accordance with these criteria? ...... Yes [

20.5

Yes [ ]
Yes [ ]
Yes [ X ]
Yes [ X ]
Yes [ ]
Yes [ ]
] No[X]

No [ X]
No[ ]
No[ ]
No[ ]
No [ X]
No [ X]
N/A [

]



ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

GENERAL INTERROGATORIES

Does the reporting entity directly hold CryptOCUITENGIES? ..........coiuiiiiiiiiii e Yes[ 1 No[X]

If the response to 38.1 is yes, on what schedule are they reported?

Does the reporting entity directly or indirectly accept cryptocurrencies as payments for premiums on poliCies? ..........ccccuvviiririiniinenenenenenennes Yes[ 1 No[X]
If the response to 39.1 is yes, are the cryptocurrencies held directly or are they immediately converted to U.S. dollars?
39.21 Held dir€CHlY .......cueveiiiciiieieeetc s Yes[ 1 No[ ]
39.22 Immediately converted to U.S. dollars ...........ccoceeiiiiiiiiiiinienieeeieeiee Yes[ 1 No[ ]

If the response to 38.1 or 39.1 is yes, list all cryptocurrencies accepted for payments of premiums or that are held directly.

1 2 3
Immediately Accepted for
Converted to USD, Payment of
Name of Cryptocurrency Directly Held, or Both Premiums

Amount of payments to trade associations, service organizations and statistical or rating bureaus, if any? .......

List the name of the organization and the amount paid if any such payment represented 25% or more of the total payments to trade associations,
service organizations and statistical or rating bureaus during the period covered by this statement.

1 2
Name Amount Paid

List the name of the firm and the amount paid if any such payment represented 25% or more of the total payments for legal expenses
during the period covered by this statement.

1 2
Name Amount Paid
Amount of payments for expenditures in connection with matters before legislative bodies, officers or departments of government, if any? ........... S e 0

List the name of the firm and the amount paid if any such payment represented 25% or more of the total payment expenditures in
connection with matters before legislative bodies, officers, or departments of government during the period covered by this statement.

1 2
Name Amount Paid
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

GENERAL INTERROGATORIES

PART 2 - LIFE, ACCIDENT AND HEALTH COMPANIES/FRATERNAL BENEFIT SOCIETIES INTERROGATORIES

Life, Accident and Health Companies/Fraternal Benefit Societies:

1.1

1.2

1.3

14

1.5

1.6

1.7

3.1

3.2

3.3

34

3.5

3.6

3.7

4.1
4.2

Does the reporting entity have any direct Medicare Supplement INSUrance in fOrCe? .............cooi i Yes [ ] No[X]
If yes, indicate premium earned on U.S. DUSINESS ONIY ...t e e e e e e e e e e aea B e, 0
What portion of Item (1.2) is not reported on the Medicare Supplement Insurance Experience Exhibit? ................c.ccoiis B e, 0

1.31 Reason for excluding:

Indicate amount of earned premium attributable to Canadian and/or Other Alien not included in Item (1.2) @above. .........ccccooeiieiiiiiiiieieeeceeee S e 0
Indicate total incurred claims on all Medicare Supplement INSUFANCE. .......... ... B e, 0
Individual policies: Most current three years:

1.61 Total premium earned ..
1.62 Total incurred claims ....
1.63 Number of covered lives

All years prior to most current three years
1.64 Total premium earned ...........ccceevevveennns
1.65 Total incurred claims
1.66 Number of covered lives

Group policies: Most current three years:
1.71 Total premium earned .........cccccceeveveeenns B 0
1.72 Total incurred claims
1.73 Number of covered lives

All years prior to most current three years

1.74 Total premium earned .........cccccceevevveennns B 0
1.75 Total incurred claims
1.76 Number of covered lives

Health Test:

1 2
Current Year Prior Year

2.1 Premium Numerator
2.2 Premium Denominator
2.3 Premium Ratio (2.1/2.2)
2.4  Reserve Numerator
2.5 Reserve Denominator

85,058,944 ...
....0.000 ...
....318,337 .
...1,023,834,481 ...

2.6 RESEIVE RAHO (2.4/2.5) ..ottt betes | eeee e e 0.000 oo 0.000
Does this reporting entity have Separate ACCOUNTST ...........coi e e e e s e e see e e snesne e Yes [ X] No[ ]
If yes, has a Separate Accounts Statement been filed with this Department? ..o Yes [ X ] No [ ] NAL ]

What portion of capital and surplus funds of the reporting entity covered by assets in the Separate Accounts statement, is not currently
distributable from the Separate Accounts to the general account for use by the general 8CCOUNE? ..........c.cceiiiirieieieieieeeieeeeee e L SRR 4,191,934

State the authority under which Separate Accounts are maintained:
Massachussetts Law

Was any of the reporting entity’s Separate Accounts business reinsured as of December 317 ...

Yes [ X] No[ ]

Has the reporting entity assumed by reinsurance any Separate Accounts business as of December 317 ... Yes [ ] No[X]

If the reporting entity has assumed Separate Accounts business, how much, if any, reinsurance assumed receivable for reinsurance of Separate
Accounts reserve expense allowances is included as a negative amount in the liability for “Transfers to Separate Accounts due or accrued
[R=T  r O E O SOSOSOPUSOPEUPPPRPPRRTOIN $..

For reporting entities having sold annuities to another insurer where the insurer purchasing the annuities has obtained a release of liability from the
claimant (payee) as the result of the purchase of an annuity from the reporting entity only:
Amount of loss reserves established by these annuities during the CUITENt YEAT: ..o e $ 0

List the name and location of the insurance company purchasing the annuities and the statement value on the purchase date of the annuities.

1 2
Statement Value
on Purchase Date
of Annuities
P&C Insurance Company And Location (i.e., Present Value)
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

GENERAL INTERROGATORIES

PART 2 - LIFE, ACCIDENT AND HEALTH COMPANIES/FRATERNAL BENEFIT SOCIETIES INTERROGATORIES

5.1 Do you act as a custodian for health SAVINGS GCCOUNEST ..........ciiiiiiiiii bbb bbbttt bbbt bbbt bbbt b b nre e Yes[ 1 No[X]
5.2 If yes, please provide the amount of custodial funds held as of the reporting date. ................
5.3 Do you act as an administrator for health SAVINGS ACCOUNTS ..........c.iiiiiii ettt ettt ettt aeas Yes[ 1 No[X]
5.4 If yes, please provide the balance of funds administered as of the reporting date. ............cc.oouiiiiiiiiii s S e 0
6.1 Are any of the captive affiliates reported on Schedule S, Part 3, authorized reiNSUrers? ...........cccooueoiiiiiiiiiiiceeeee e Yes [ X ] No [ 1 NAT 1]
6.2 If the answer to 6.1 is yes, please provide the following:
1 2 3 4 Assets Supporting Reserve Credit
NAIC 5 6 7
Company Domiciliary Reserve Letters of Trust
Company Name Code Jurisdiction Credit Credit Agreements Other
Brighthouse Reinsurance Company of Delaware 16073 . DE.. .. 54,628,752 ..26,840,818

7.  Provide the following for individual ordinary life insurance* policies (U.S. business only) for the current year (prior to reinsurance assumed or
ceded):
7.1 Direct Premium WIEEN .........cciiiiiiiieieeei et [T 126,445,036
7.2 Total INCUITEd ClaAIMS .......cvvveeeieiiie sttt snssesesenee s B coeeeeeeeaenns 250,261,952
7.3 NUMDET Of COVEIEA LIVES .......cooiviieiiee ettt te et e ste e sae e stesresaeanes eeeesesensenseeenean 83,853
*Ordinary Life Insurance Includes
Term (whether full underwriting,limited underwriting,jet issue,"short form app")
Whole Life (whether full underwriting,limited underwriting,jet issue,"short form app")
Variable Life (with or without secondary gurarantee)
Universal Life (with or without secondary gurarantee)
Variable Universal Life (with or without secondary gurarantee)
8. Is the reporting entity licensed or chartered, registered, qualified, eligible or writing business in at least two states? ...........c.cccooeviiiiniiiiinns Yes [ X] No[ ]
8.1 If no, does the reporting entity assume reinsurance business that covers risks residing in at least one state other than the state of domicile of
TN FEPOTHING ENELY? .....viieivivetiieectcte ittt ettt ettt st s bbb s se s s b e b s s e s b e b s s e es bbb s s e s s e b b s e e s bbb s e e s bbb s es e s bbb s s e st bbbt sttt s s s Yes[ 1 No[ ]
Life, Accident and Health Companies Only:
9.1 Are personnel or facilities of this reporting entity used by another entity or entities or are personnel or facilities of another entity or entities used
by this reporting entity (except for activities such as administration of jointly underwritten group contracts and joint mortality or morbidity
SEUTIES)? ©.vvvveieeeeeeieee ettt ettt st et s s s s s e s s s s et et s s et e A s eSS A s e s A A A s s A A s st A At s st et s b s et et s st et nna Yes [ X] No[ ]
9.2 Net reimbursement of such expenses between reporting entities:
9.21 Paid 5,186,512
9.22 Received (76,275)
10.1 Does the reporting entity write any guaranteed iNtErest CONTFACES? ...........oi ittt se e b e e e e e aeeeaeeeseeeneesaeennen Yes[ 1 No[ X]
10.2 If yes, what amount pertaining to these lines is included in:
10.21 Page 3, Line 1
10.22 Page 4, Line 1
11.  For stock reporting entities only:
11.1  Total amount paid in by stockholders as surplus funds since organization of the reporting entity: ............ccooveiiiiiiii e S, 2,000,000
12.  Total dividends paid stockholders since organization of the reporting entity:
12.11 Cash 1,607,212,651
12.12 Stock .. 113,000,000
13.1 Does the reporting entity reinsure any Workers’ Compensation Carve-Out business defined as: ............cccooiiiiiiiiiiiiieiiee e Yes[ 1 No[ X]

13.2

13.3

Reinsurance (including retrocessional reinsurance) assumed by life and health insurers of medical, wage loss and death
benefits of the occupational iliness and accident exposures, but not the employers liability exposures, of business originally
written as workers’ compensation insurance.

If yes, has the reporting entity completed the Workers’ Compensation Carve-Out Supplement to the Annual Statement? ...........c.ccooeiiiiiiies Yes[ 1 No[ ]

If 13.1 is yes, the amounts of earned premiums and claims incurred in this statement are:

1 2 3
Reinsurance Reinsurance Net
Assumed Ceded Retained

13.31 Earned premium
13.32 Paid claims ....
13.33 Claim liability and reserve (beginning of year)
13.34 Claim liability and reserve (end of year) ...
13.35 Incurred claims
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13.4

13.5

ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
GENERAL INTERROGATORIES

PART 2 - LIFE, ACCIDENT AND HEALTH COMPANIES/FRATERNAL BENEFIT SOCIETIES INTERROGATORIES

If reinsurance assumed included amounts with attachment points below $1,000,000, the distribution of the amounts reported in Lines 13.31 and
13.34 for Column (1) are:

1 2
Attachment Earned Claim Liability
Point Premium and Reserve

13.41 <$25,000
13.42 $25,000 - 99,999
13.43 $100,000 - 249,999
13.44 $250,000 - 999,999
13.45 $1,000,000 or more
What portion of earned premium reported in 13.31, Column 1 was assumed from POOIS? .......cc.eiiiiiiiiiiiiiiiie et nee e $ ..

Fraternal Benefit Societies Only:

14.
15.

16.

17.

18.1

18.2
18.3

18.4
18.5
19.

20.

21.

22.

23.

24.

25.
26.1
26.2

27.

28.1
28.2

291
29.2
30.1
30.2

31.

321

32.2
32.3

331
33.2

34.

35.1
35.2

Is the reporting entity organized and conducted on the lodge system, with ritualistic form of work and representative form of government? ....... Yes[ 1 No[ ]
How often are meetings of the subordinate branches required to be held?

When was the last regular meeting of the governing body NEIAT ...........c ittt ettt eneas

When and where will the next regular or special meeting of the governing body be held?

How many members of the governing body attended the last regular MEEtING? .........c.oiiiiiiiiii e 0

How many of the same were delegates of the subordinate BranChEeS? ..o 0

How are the expenses of the governing body defrayed?

Is a medical examination required before issuing a benefit certificate to applicants? ...... . Yes[ 1 No[ ]
Are applicants admitted to membership without filing an application with and becoming a member of a local branch by ballot and initiation? ..... Yes[ 1 No[ 1]
Are notices of the payments required sent to the members? .............c.ccccceuee. Yes [ 1 No [ 1 NAT ]

Yes [ ] No[ ]

If yes, do the notices state the purpose for which the money is to be used? ...
What proportion of first and subsequent year's payments may be used for management expenses?

27 AT FIrSt YA ..o 0.0 %
27.12 SUDSEQUENT YEAIS ....uiiiiiiieeee e 0.0 %
Is any part of the mortuary, disability, emergency or reserve fund, or the accretions from or payments for the same, used for expenses? Yes[ 1 No[ 1]
If 50, what amount @nd fOr What PUIMPOSE? ..........iu et s et e st e e st e e e st e st e st et e st e st e s e es e et e st ent et et eneeneeneenen S e 0
Does the reporting entity pay an old age disability benefit? ... Yes[ 1 No[ ]
If yes, at what age does the benefit COMMENCET ... ettt ettt ettt et e et et et et ne e e 0
Has the constitution or have the laws of the reporting entity been amended during the Year? ..............ccoiiiiiiiiiciceeeeee e Yes[ 1 No[ ]

If yes, when?
Have you filed with this Department all forms of benefit certificates issued, a copy of the constitution and all of the laws, rules and regulations
IN OTCE @t thE PIESENE HIME? .....evvieeececeete ettt ettt eeeesa et esesee e s eteteseseseseaetesesenssseeetesesenssseae st esessssese st asasnsssetesasssnsnsetesesasnsnsesesasansnseen Yes[ 1 No[ ]

State whether all or a portion of the regular insurance contributions were waived during the current year under premium-paying certificates on

account of meeting attained age or membership requirements? Yes[ 1 No[ ]

If so, was an additional reserve included in Exhibit 57 ..................... 1 Nol 1 NAT ]
If yes, explain

Has the reporting entity reinsured, amalgamated with, or absorbed any company, order, society, or association during the year? ...................... Yes[ 1 No[ ]

If yes, was there any contract agreement, or understanding, written or oral, expressed or implied, by means of which any officer,

director, trustee, or any other person, or firm, corporation, society or association, received or is to receive any fee, commission,

emolument, or compensation of any nature whatsoever in connection with, on an account of such reinsurance, amalgamation,

absorption, or transfer of MEMDETSNIP OF FUNAS? .........c.c.cuovevecceceeeeeeee ettt s et es s e s et s s esassssesesessasasestesasssassssesesanasanansesana Yes[ 1 N[ 1 NA[ ]
Has any present or former officer, director, trustee, incorporator, or any other persons, or any firm, corporation, society or association, any

claims of any nature whatsoever against this reporting entity, which is not included in the liabilities on Page 3 of this statement? ....... Yes [ ] No[

Does the reporting entity have outstanding assessments in the form of liens against policy benefits that have increased surplus? Yes[ 1 Nol

If yes, what is the date of the original lien and the total outstanding balance of liens that remain in surplus?

Outstanding
Date Lien Amount
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

FIVE-YEAR HISTORICAL DATA

Show amounts in whole dollars only, no cents; show percentages to one decimal place, i.e. 17.6.
$000 omitted for amounts of life insurance

1 2 3 4 5
2023 2022 2021 2020 2019

Life Insurance in Force
(Exhibit of Life Insurance)

1. Ordinary - whole life and endowment (Line 34, Col.
................. 18,081,157 |................. 18,656,772 |................. 20,412,683 |................. 21,028,512 |................. 20,670,882

................... 7,621,171 |..................8,612,003 |................. 9,637,783 |................ 10,949,017 |............... 13,312,782

w

»

Group, excluding FEGLI/SGLI (Line 21, Col. 9 less
Lines 43 & 44, Col. 4) ...

Industrial (Line 21, Col. 2) ..............

FEGLI/SGLI (Lines 43 & 44, Col. 4) ..

Total (Line 21, Col. 10) ..ocoviiiiiiiiiiireseseeee

NNoo

1 Total in force for which VM-20
deterministic/stochastic reserves are calculated ... ......cccooeiriiiiinenne [0 U [0 U [0 U [0 U 0

New Business Issued
(Exhibit of Life Insurance)
8. Ordinary - whole life and endowment (Line 34, Col.

9. Ordinary - term (Line 2, Col. 4, less Line 34, Col. 2) |..
10. Credit life (Line 2, Col. 6)
11.  Group (Line 2, Col. 9) .....
12.  Industrial (Line 2, Col. 2) .

13.  Total (Line 2, Col. 10) ..cevviiriiririeiiiisesese e
Premium Income - Lines of Business
(Exhibit 1 - Part 1)

14. Individual life (Line 20.4, COl. 2) ....cccceeveererrrivireee e 90,113,071 | [OOSR [0 U [0 U 0
15.  Group life (Line 20.4, Col. 3) .. .. .. ..
16. Individual annuities (Line 20.4, Col. 4) ....ccocooeveveiioreceeicinenns (5,479,676)................. (5,028,512)....c.cocenee. (4,965,527)]....cccvvmene. (3,551,750)....c.cceeuvee. (3,101,957)
17.  Group annuities (Line 20.4, COL. 5) ....cooovveuereeenenesc oo [OOSR [OOSR 0 foreeeeeeiens 1,026 | 0
18.  Accident & Health (Line 20.4, Col. 6) .... Jooereee 425,549 .o 405,976 |...oooeviene 444,033 | 588,637 |..eeeeiriiinne 522,628
19. Other lines of business (Line 20.4, Col. 8) ) 0 0 0 0 0
20, TOtAl ceeereririitieietrre e e 85,058,944 |.....cccone. (4,622,536)|................. (4,521,494)|................. (2,962,087)|................. (2,579,329)
Balance Sheet (Pages 2 & 3)
21. Total admitted assets excluding Separate Accounts
business (Page 2, Line 26, Col. 3) ......ccoocoveerrecefccccs 1,488,541,170 |............ 1,582,151,887 |............ 1,617,998,550 |............ 1,666,293,114 |........... 1,679,853,848
22. Total liabilities excluding Separate Accounts
business (Page 3, Line 26) ..1,347,939,931 |.. ..1,390,139,235 |.. .. 1,479,254,785 |.. ..1,515,732,497 |.. ..1,564,049,618
23. Aggregate life reserves (Page 3, Line 1) ...ccccoevveveens o 1,026,685,206 |............ 1,058,090,087 |............ 1,091,610,818 |............ 1,133,079,743 |........... 1,184,335,732
23.1 Excess VM-20 deterministic/stochastic reserve over
NPR related to LiNe 7.1 .......cooveveveeieieieieeeeeeeee e [OOSR [0 U [0 U [0 U 0
24. Aggregate A & H reserves (Page 3, Lin€ 2) ..ol 5,176,482 |.......ccceeee. 5,725,824 |................... 6,280,108 |....cocvvvernne 6,802,845 |...coovvnnee 6,835,087
25. Deposit-type contract funds (Page 3, Line 3) ..........)eeeeccene 10,040,360 |.......cocone.. 10,961,778 |oeevene 11,519,563 |.covviennne 12,178,015 |................. 11,514,353
26. Asset valuation reserve (Page 3, Line 24.01) ... .. 11,149,202 |.. ... 12,246,924 |.. ... 12,596,510 |.. ... 12,566,537 |.. ... 12,044,881
27. Capital (Page 3, Lines 29 and 30) ........cocovevervrninees veeieninininns 2,500,000 |.oeeeveiriinne 2,500,000 |.oevivrieiinne 2,500,000 |.oevivrieiinne 2,500,000 |.oevieririinne 2,500,000
28. Surplus (Page 3, LiNe 37) ....cccoveueunrneiicieieineeenas ...138,101,239 |.. 189,512,652 136,243,765 148,060,617 113,304,230
Cash Flow (Page 5)
29. Net Cash from Operations (Line 11) ......cccooveuerereeee|oerecieinnnnnne 50,551,338 |...coieriine 8,816,068 |......ccccoevnve 37,069,715 .o 93,163,914 .o 51,715,958
Risk-Based Capital Analysis
30. Total adjusted Capital ..........cccvuverecueeeirirerieeieeeeenens .. ..152,872,649 |.. ..205,389,284 |.. ..152,874,361 |.. ..164,771,920 |.. 129,774,111
31.  Authorized control level risk - based capital ............fooccceeeeee. 12,488,848 |................. 13,320,491 | 15,566,370 |....ccoeeve. 15,502,819 |................. 15,810,462

Percentage Distribution of Cash, Cash
Equivalents and Invested Assets
(Page 2, Col. 3) (Line No. /Page 2, Line 12, Col. 3)
x 100.0
32, Bonds (LINE 1) .iiiiiiiiiiiienie e
33. Stocks (Lines 2.1 and 2.2) .. .
34. Mortgage loans on real estate(Lines 3.1 and 3.2 ) ...Jcoviiiciiniicicnne 2.4 4.0 e A | 5.5 | 5.7
35. Real estate (Lines 4.1, 4.2 and 4.3) ...ccovuvviernesocnnsiicceecee 0.0 oo 0.0 oo 0.0 | 0.0 | 0.0
36. Cash, cash equivalents and short-term investments
(LINE B) ettt
37. Contract loans (Line 6) .......
38. Derivatives (Page 2, Line 7) ...
39. Other invested assets (Line 8) ...
40. Receivables for securities (Line 9)
41. Securities lending reinvested collateral assets (Line
10)
42. Aggregate write-ins for invested assets (Line 11) ....|

43. Cash, cash equivalents and invested assets
(LINE 12) 1ot 100.0 100.0 100.0 100.0 100.0

Investments in Parent, Subsidiaries and
Affiliates
44.  Affiliated bonds (Schedule D Summary, Line 12,
Col.1) [OOSR [OOSR [OOSR (O RN 0
45.  Affiliated preferred stocks (Schedule D Summary,
LiNe 18, COL. 1) cuiuiiiieiiisiee et esieees oo [OOSR [OOSR [OOSR (O RN 0
46. Affiliated common stocks (Schedule D Summary
LiNe 24, COL. 1), woveiiieieisiee et esieees e [OOSR [OOSR [OOSR (O RN 0
47.  Affiliated short-term investments (subtotal included
in Schedule DA Verification, Col. 5, Ling 10) ........ [oeeeeoererenniriecene [0 OO [0 OO [0 O [0 O 0
48.  Affiliated mortgage loans on real estate ....... o e [OOSR [OOSR [0 U [0 U 0
49.  All other affiliated ..........c.cocoeeinniinnnnne . 0 0 0 0 0

50. Total of above LiNeS 44 10 49 ......c.ceveveeiiiieieeens e [0 U [0 U [0 U [0 U 0

51. Total Investment in Parent included in Lines 44 to
49 above 0 0 0 0 0
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

FIVE-YEAR HISTORICAL DATA

(Continued)
1 2 3 4 5
2023 2022 2021 2020 2019
Total Nonadmitted and Admitted Assets
52. Total nonadmitted assets (Page 2, Line 28, Col. 2)...... 42,678,180 37,246,360 49,463,646 |.... 49,959,399 ..o 56,050,916
53. Total admitted assets (Page 2, Line 28, Col. 3) .......... ...8,069,864,085 |......cceennnen 7,666,726,388 ...9,856,907,299 |.... .... 9,649,477 697 |................ 9,118,516,375
Investment Data
54.  Net investment income (Exhibit of Net Investment
INCOME) ... [eeeeeeeeee 61,205,049 |......coooiiine 61,686,620 |.......cocceeueeees 64,635,701 |...ocieee 65,982,986 |........cccccennes 69,498,371
55. Realized capital gains (losses) (Page 4, Line 34,
ColUMN T ) oo [eeee e 627,312 |- (1,093,196)|......ccveecnnnen 2,317,727 | (192,918) [ 464,756
56. Unrealized capital gains (losses) (Page 4, Line 38,
Column 1) . (1,112,906) (411,759) (208,434) (412,160) 716,478
57. Total of above Lines 54,55and 56 ..............ccoccoeeeees [, 60,719,455 |......cooie 60,181,665 |........ccceceeees 66,744,994 |................... 65,377,908 |....ocveiene 70,679,605
Benefits and Reserve Increases (Page 6)
58. Total contract/certificate benefits - life (Lines 10, 11, 12,
13, 14 and 15, Col. 1 minus Lines 10, 11,12, 13, 14
and 15, Cols. 6,7 and 8) ........ccccevvrrieieiiicicieies e 423,455,162 |.....cceeees 392,570,739 |...ceecnn 498,383,626 |.........cceeee 428,392,258 |.....cocvenn 481,258,573
59. Total contract/certificate benefits - A & H (Lines 13 &
14, Col. 6) .. 750,326 ... 813,143 860,196 |.... ... 950,483 709,092
60. Increase in Ilfe reserves - other than group and
annuities (Line 19, Col. 2) (3,011,844) (24,962,828) ...(29,796,285)|.... (57,669,293) ...(6,990,425)
61. Increase in A & H reserves (Line 19, Col. 6) .. . (549,342) (554,284) (522,737)|.... (32,242) (506,819)
62. Dividends to policyholders and refunds to members
(Lin€ 30, COL. 1) o eeeeeees [reeeeeenieeea 2,672,442 1,763,106 |- 3,582,767 | 3,609,670
Operating Percentages
63. Insurance expense percent (Page 6, Col. 1, Lines 21,
22 & 23, less Line 6)/(Page 6, Col. 1, Line 1 plus
Exhibit 7, Col. 2, Line 2) X 100.0 ......eeiuereenienieiiene [eeiiesiiesieiie s A7.2 [ 30.8 |- (2.7) [ 37.8 [ 34.6
64. Lapse percent (ordinary only) [(Exhibit of Life
Insurance, Col. 4, Lines 14 & 15) / 1/2 (Exhibit of Life
Insurance, Col. 4, Lines 1 & 21)] X 100.0 ....cccoeevveies fooviiiiiiiiiiiiis 6.6 [ e 6.0 [ oo 6.9 oo T2 oo 7.3
65. A & H loss percent (Schedule H, Part 1, Lines 5 and 6,
€Ol 2) s [ 8.4 [l B4.4 [ 76.5 | 154.8 [ 39.8
66. A & H cost containment percent (Schedule H, Pt. 1,
Line 4, COL. 2) .o [ 0.0 |- 0.0 |- 0.0 |- 0.0 |- 0.0
67. A & H expense percent excluding cost containment
expenses (Schedule H, Pt. 1, Line 10, Col. 2) .....cccoee oeeeieiiiieiiiiiiiiies (T17.0) [eeeeeeee [ 1) ] A (104.0)|eeereeereeeieeenn (105.9)|eevreeereeeieeenn (101.2)
A & H Claim Reserve Adequacy
68. Incurred losses on prior years’ claims - comprehensive
group health (Sch. H, Part 3, Line 3.1 Col. 3) ...cccooeet feeeiiiiiii 0 [ [V A XXX e feeeee XXX eeveeeeen feeeieee XXX
69. Prior years’ claim liability and reserve - comprehensive
group health (Sch. H, Part 3, Line 3.2 Col. 3) ...cccooeet feeeriiiiiiiii 0 [ [V A XXX e feeeee XXX eeeeeeen foeeeees XXX
70. Incurred losses on prior years’ claims-health other than
comprehensive group health (Sch. H, Part 3, Line 3.1
COL. 11888 COl. 3) weneinieieieeeeeieee e seeeeee [eeeeiecieeececa 4,186,216 | [V A XXX eeveeeeen feeeeee XXX eeveeeeen feeeeee XXX
71.  Prior years’ claim liability and reserve-health other than
comprehensive group health (Sch. H, Part 3, Line 3.2
COL. 11888 COl. 3) neeuiiieieieeeieee e e e eeees e 4,043,788 | [V A XXX eeeeeeen feeeeee XXX eeeieeen feeeieee XXX
Net Gains From Operations After Dividends to
Policyholders, Refunds to Members, Federal
Income Taxes and Before Realized Capital Gains
or (Losses) by Lines of Business (Page 6.x, Line
33)
72. Individual industrial life (Page 6.1, Col. 2) .. 0 .0 .0
73.  Individual whole life (Page 6.1, Col. 3) ... 4 236 . .0 .0
74. Individual term life (Page 6.1, Col. 4) ..... 19 151,220 |. .0 .0
75. Individual indexed life (Page 6.1, Col. 5) ... L0 ..0
76. Individual universal life (Page 6.1, Col. 6) ..........cccoeeuees forriniinns (121,990, 119) 0 0
77. Individual universal life with secondary guarantees
(Page 6.1, Col. 7) w0 f ...0
78. Individual variable life (Page 6.1, Col. 8) ... .0 .0
79. Individual variable universal life (Page 6.1, Col. 9) .. .0 .0
80. Individual credit life (Page 6.1, Col. 10) ..... .0 .0
81. Individual other life (Page 6.1, Col. 11) . .0 .0
82. Individual YRT mortality risk only (Page 6.1, Col. 12) 0] ...0
83.  Group whole life (Page 6.2, Col. 2) . 0] ...0
84.  Group term life (Page 6.2, Col. 3) ... .0 .0
85.  Group universal life (Page 6.2, Col. 4) .0 .0
86.  Group variable life (Page 6.2, Col. 5) 0] ...0
87.  Group variable universal life (Page 6.2, Col. 6) ... 0] ...0
88.  Group credit life (Page 6.2, Col. 7) ..... .0 .0
89.  Group other life (Page 6.2, Col. 8) ... .0 .0
90.  Group YRT mortality risk only (Page 6.2, Col. 9) . .0 .0
91. Individual deferred fixed annuities (Page 6.3, Col. 2)  |.. .0 .0
92. Individual deferred indexed annuities (Page 6.3, Col. 3) L0 ..0
93. Individual deferred variable annuities with guarantees
(Page 6.3, Col. 4) .. 0 0
94. Individual deferred varial
guarantees (Page 6.3, Col. 5) 0 0
95.  Individual life contingent payout (immediate and
annuitization) (Page 6.3, Col. 6) w0 f ...0
96. Individual other annuities (Page 6.3, Col. 7) ................ .0 .0
97.  Group deferred fixed annuities (Page 6.4, Col. 2) ........ .0 .0
98.  Group deferred indexed annuities (Page 6.4, Col. 3) L0 ..0
99. Group deferred variable annuities with guarantees
(Page 6.4, Col. 4) ....cceiiiiiiiiiii s 0 0
100. Group deferred variable annuities without guarantees
(Page 6.4, COL. 5) .oueeiteeiieiieiieie et ees e 0 [ [V PR 0 0
101.  Group life contingent payout (immediate and
annuitization) (Page 6.4, Col. 6) ... (67,572) w0 f ...0
102.  Group other annuities (Page 6.4, Col. 7) ........c...c....... .. (15,436) 0] ...0
103. A & H-comprehensive individual (Page 6.5, Col. 2) 0] ...0
104. A & H-comprehensive group (Page 6.5, Col. 3) ... .0 .0
105. A & H-Medicare supplement (Page 6.5, Col. 4) .0 .0
106. A & H-vision only (Page 6.5, Col. 5) ... .0 .0
107. A & H-dental only (Page 6.5, Col. 6) L0 ..0
108. A & H-Federal employees health benefits plan (Page
6.5, Col. 7) w0 [ .0
109. A & H-Title XVIIl Medicare (Page 6.5, Col. 8) ............. 0] ...0
110. A & H-Title XIX Medicaid (Page 6.5, Col. 9) ............... 0] ...0
111. A & H-credit (Page 6.5, Col. 10) ............... .0 .0
112. A & H-disability income (Page 6.5, Col. 11) .. .0 .0
113. A & H-long-term care (Page 6.5, Col. 12) .. .0 .0
114. A & H-other (Page 6.5, Col. 13) .0 .0
115.  Aggregate of all other lines of business (Page 6, CoI 8) L0 ..0
116.  Fraternal (Page 6, Col. 7) .....cccccureereenienieenieeieeieenns 0 0
117. Total (Page 6, Col. 1) 40,614,257 84,124,627 0 0
NOTE: If a party to a merger, have the two most recent years of this exhibit been restated due to a merger in compliance with the disclosure

requirements of SSAP No. 3, Accounting Changes and Correction Of EITOIS? .........ccociiiiiiiiiiine ittt Yes [
1 g T T o1 L= EeT Yol = o SO R P SRPRRURRPRNY
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NAIC Group Code

4932

BUSINESS IN THE STATE OF  Grand Total

LIFE INSURANCE (STATE PAGE)®

9 1 6 2 6 2 0 2 3 4 3 0 5 9 1 0 0

ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

DURING THE YEAR 2023

NAIC Company Code

Line of Business

1

Premiums and
Annuities

Considerations

2

Other
Considerations

Dividends to Policyholders/Refunds to Members

Claims and Benefits Paid

Paid in Cash or
Left on Deposit

4

Applied to Pay
Renewal
Premiums

5
Applied to Provide
Paid-Up Additions
or Shorten the
Endowment or
Premium-Paying
Period

6

Total
(Col. 3+4+5+6)

8

Death and
Annuity Benefits

Matured
Endowments

10

Surrender Values
and Withdrawals
for Life Contracts

91626
11 12
Total
All Other (Sum Columns 8
Benefits through 11)

Individual Life

Industrial ...

Whole . 8,775,488 6,956,326 .19,277,298
3. Term... .13,841,889 |. 9,657,728 |. ..9,920,892
4 Indexed .. .0 .0 0
5. Universal ... 6,106 |. 1,639 |. 9
6.  Universal with secondary guarantees .. .0 .0 0
7. Variable ........cccccooiiiiiiiiiiiiii .0 .0 .0
8.  Variable universal .. 96,901,160 |. 230,974,333 |. .. 374,850,047
9. Credit.. .0 .0 .0
10.  Other .. 0] 0 .0
11. _ Total Individual Life 120,704,643 249,040,026 406,812,576

Group Life

12.  Whole .... .0 . .0 .0
13.  Term... .0 .0 0
14.  Universal .0 .0 0
15.  Variable .... .0 .0 0
16.  Variable universal .0 .0 0
17.  Credit .. 0 0. 0
18.  Other .. ) s 0. L0 .0
19.  Total Group Life 0 0 0

Individual Annuities

20, FIXEd ..oiiiiiiiii i

21.  Indexed

22. Variable with guarantees ..
23.  Variable without guarantees
24.  Life contingent payout ..

25.  Other

26. _ Total Individual Annuities

0
3,840,276

0
318,548,814

Group Annuities
27.  Fixed ...
28.  Indexed

29. Variable with guarantees ..
30. Variable without guarantees ...
31.  Life contingent payout

32. Other

33.  Total Group Annuities

cocoococoocoo

cocoococoocoo

cocoococoocoo

Accident and Health

34. Comprehensive individual ...
35. Comprehensive group ..
36. Medicare Supplement

37.  Visiononly .
38. Dentalonly ...

39. Federal Employees Health Benefits Plan
40.  Title XVIIl Medicare
41.  Title XIX Medicaid ..
42.  Credit A&H .........
43.  Disability income

44.  Long-term care

o -

46. _ Total Accident and Health

3,771,417

0
0

coococoocoocococoococo

0
0

coocococoocococoococo

3,789,837

JYoocoocoocoocoocooco

..3,789,83

3,789,837

47.  Total

128,316,3% (c)

919,195

155,978

1,563,971

2,690,083

310,852,834

475,099,438

4,961,314

790,964,035
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NAIC Group Code 4932

ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

BUSINESS IN THE STATE OF

LIFE INSURANCE (STATE PAGE) (Continued)®

Grand Total

DURING THE YEAR

2023

NAIC Company Code

91626

Direct Death Benefits, Matured Endowments Incurred and Annuity Benefits Policy Exhibit
13 22 In Force December 31,
Claims Settled During Current Year Issued During Year Other Changes to In Force (Net) Current Year (b)
Total Settled During 23 24 25 26 27 28
Totals Paid Reduction by Compromise Amount Rejected Current Year
14 15 16 17 18 19 20 21
Number Number Number Number Unpaid Number Number Number
Incurred During of Pols/ of Pols/ of Pols/ of Pols/ December 31, of Pols/ of Pols/ of Pols/
Line of Business Current Year Certs Amount Certs Amount Certs Amount Certs Amount Current Year Certs Amount Certs Amount Certs Amount
Individual Life
Industrial ... .. 0. 0. L
Whole . ..6,492,423 6,966,724 .0f .0 0. .6,966,724 . 560,577 |. (40,505,609) | . 669, 108, 365
3. Term... ..9,657,728 9,657,728 .0f .0 0. .9,657,728 ..4,000,000 |. .(983,032,482) . ..7,542,723,785
4. Indexed .. 0 .0 .0f .0 0. 0 0 L0 0
5 Universal ... 39 ,639 .0 .0 0. 9 0 99
6.  Universal with secondary guarantees .. .0 .0 .0 .0 0. 0 0 0
7. Variable ................ .0 .0 .0f .0 0. .0 .0 .0
8.  Variable universal .. 236,184,023 231,014,384 1 .0 0. ..231,059,384 .27,072,834 |. 17,407,776,029
9. Credit.. .0 .0 .0f .0 0. .0 .0 .0
10.  Other .. 0. 20| 0. 0. 0. 0. 0 .0
11. _ Total Individual Life 253,935,813 249,090,475 1 0 0 249,135,475 31,833,411 25,702,327 ,478
Group Life
12.  Whole .... 0. .0f. 0. 0 0
13.  Term... 0 .0 .0 0. 0
14.  Universal .0 0. 0. 0 0
15.  Variable .... 0. 0. 0. 0 0.
16.  Variable universal 0 .0 .0 0. 0
17.  Credit .. 0 .0f .0 0. 0
18.  Other .. .(f) 0| .0f. 0. 0. 0.
19.  Total Group Life 0 0 0 0 0
Individual Annuities
20, FIXEd ... 0 0
21.  Indexed R R
22. Variable with guarantees .. 0. 0 ..3,100,708, 348
23. Variable without guarantees 0. 0 .0
24. Life contingent payout .0 . 0.
25, Other .....ccciiiiiiiiiiiiiiiiiiiiiiiiieeeeee e 0 0
26. _ Total Individual Annuities 0 0 132 841,011 2,193 219,245,880 26,146 3,100,708, 348
Group Annuities
27. Fixed ... 0. 0 .0 | 0
28.  Indexed 0. 0 .0 0
29. Variable with guarantees .. 0. 0 L0 0
30. Variable without guarantees ... 0 0. L0 .0
31.  Life contingent payout 0 0. L0 .0
32. Other 0. 0. .0 . .0
33.  Total Group Annuities 0 0 0 0
Accident and Health
34. Comprehensive individual ... ()| s XXX 0 0
35. Comprehensive group .. (d) XXX, 0 0
36. Medicare Supplement (d) XXX, 0 0
37. Visiononly . (d) XXX, L0 0
38. Dental only ... (d) XXX, L0 0
39. Federal Employees Health Benefits Plan (d) XXX, L0 0
40.  Title XVIIl Medicare .. (d) XXX. 0 0
41.  Title XIX Medicaid . (d) XXX. 0 0
42.  Credit A8H ......... XXX. L0 .0
43.  Disability income . d) XXX. . (466,963)|. .3,716,559
44.  Long-term care ... o (d) |--. XXX 0 U 0
45, Otherhealth ... (d) XXX . e XXX e XXX e XXX e XXX 0 i O el O [ [V 0
46.  Total Accident and Health XXX . XXX.... (466,963) 3,388 3,716,559
47.  TOTAL 315,748,621 1,903 310,903,283 1 0 0 1,904 310,948,283 31,833,411 132 841,011 (3.494) (1,346,763,815)| 113,315 28,835,237, 241

(
(
(
(
(
(

a) Includes Group Credit Life Insurance Loans less than or equal to 60 months at issue, prior year $
b) Corporate Owned Life Insurance/BOLI: 1) Number of policies:
c) Deposit-Type Contract Considerations NOT included in Total Premiums and Annuities Considerations: Individual: $
d) For health business on indicated lines report: Number of persons insured under PPO managed care products ...
e) For health premiums written: amount of Medicare Title XVIII exempt from state taxes or fees $

0 2) covering num

f) Certain Separate Account products are included in “Other” product categories in the table(s) above:
1. Individual Life - Other includes the following amounts related to Separate Account policies:
2. Group Life - Other includes the following amounts related to Separate Account policies:
3. Individual Annuities - Other includes the following amounts related to Separate Account policies:
4. Group Annuities - Other includes the following amounts related to Separate Account policies:

ber of lives:

Column 1
Column 1
Column 1
Column 1

@ P h P

)
)
)
)

0 , current year $
....0 3)face amount $

Column7)$ ...
Column 7) $
Column 7) $
Column7)$ ...

cooo

..0 Total: $
0 and number of persons insured under indemnity only products

Column 12
Column 12
Column 12
Column 12

$
$
$
$

cooo

Loans greater than 60 months at issue BUT NOT GREATER THAN 120 MONTHS prior year $
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

EXHIBIT OF LIFE INSURANCE

($000 Omitted for Amounts of Life Insurance)

Industrial Ordinary Credit Life (Group and Individual) Group
1 2 3 4 5 6 Number of 9
Number of Individual 7 8
Policies and Group
Number of Policies Amount of Insurance Number of Policies Amount of Insurance Certificates Amount of Insurance Policies Certificates Amount of Insurance

10

Total
Amount of Insurance

1. Inforce end of Prior YEar .........cccecvevvevireeeeeeienininseeenens reeeieeenenennsereneneees 0 v 0 89,030 [ 27,268,865 oo 0 i 0 o3 oD e 27,490 | 27,296,355
2. Issued during YEar ..........cceevvieiiiiiiienieieesie e
3. Reinsurance assumed .............ccccooiiiiiinininicn e
4. Revived during year ..........
5. Increased during year (net)
6. Subtotals, LinesS 2105 ........ccceviiiiiiiiiiicin
7. Additions by dividends during year ...........cccceceeiiniiennenn
8. Aggregate write-ins for increases .
9. Totals (Lines 1and 6 t0 8) .......cccevvrviiiininiriciieeeie
Deductions during year:
10, Death ..o
11.  Maturity ...
12, Disability ........occoiviiiiiiiiiic
130 EXPINY oo
14.  Surrender
15. Lapse ..........
16, CONVEISION ..o.ccviiiiiiiiiiiicec e
17, Decreased (NEt) ......ccooeveririiiiereeeee e
18. Reinsurance ...........cccoceeevieinnnns
19. Aggregate write-ins for decreases
20. Totals (Lines 10 to 19) ..............
21. Inforce end of year (b) (Line 9 minus Line 20)
22. Reinsurance ceded end of year ...........cccccceveieiinencnenn.
23. Line 21 minus Line 22
DETAILS OF WRITE-INS
0801.
0802.
0803.
0898. Summary of remaining write-ins for Line 8 from overflow
PAGE. cvvieeeeieeeteteteaeeee et et et ettt ettt et 0 e 0 e (1 0 Jreeeererereeeeeieeens 0 e O e 0 0 Jeeeeeererrrereeieeeed 0 e 0
0899. TOTALS (Lines 0801 thru 0803 plus 0898) (Line 8
above) 0 0 0 0 0
1901.
1902.
1903.
1998. Summary of remaining write-ins for Line 19 from overflow|
PAGE. cvveeeeiiieteteteeeeee et et e ettt et 0 e 0 e (1 0 Jreeeererereeeeeieeens 0 e O e 0 0 Joeoeeeeeeneerseeieeeed 0 o 0
1999. TOTALS (Lines 1901 thru 1903 plus 1998) (Line 19
above) 0 0 0 0 0
Life, Accident and Health Companies Only:
(@) Group $ oo 0 ;individual $ oo 0
Fraternal Benefit Societies Only:
(b) Paid-up insurance included in the final totals of Line 21 (including additions to certificates) number of certificates ............cccccceiiiins 0, Amount$ .o 0
Additional accidental death benefits included in life certificates were inamount$ ............................. 0 , Does the society collect any contributions from members for general expenses of the society under fully paid-up certificates? Yes [ ] No [ ]

If not, how are such expenses met?




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
EXHIBIT OF LIFE INSURANCE

($000 Omitted for Amounts of Life Insurance) (Continued)
ADDITIONAL INFORMATION ON INSURANCE IN FORCE END OF YEAR

Industrial

Ordinary

1
Number of Policies

2
Amount of Insurance

3
Number of Policie:

4

s | Amount of Insurance

24.  Additions by diVIdENdS ...........cocuiiiiiiiiiiic e
25.  Other paid-up insurance
26. Debit ordinary insurance XXX XXX 0 0
ADDITIONAL INFORMATION ON ORDINARY INSURANCE
Issued During Year In Force End of Year
(Included in Line 2) (Included in Line 21)
1 2 3 4
Term Insurance Excluding Extended Term Insurance Number of Policies | Amount of Insurance | Number of Policies [ Amount of Insurance
27.  Term policies - dECrEASING .......cccuiiiuiieiriieriie ettt ettt nee e
28. Term policies - other
29. Other term inSUrance - deCreasing ..........ccceerueereeeiereeieenee e e
30.  Other term INSUFANCE ........coiuiiiiiiiiiie ittt sbe e en
31, Totals (LINES 27 10 30) ..eoivieiiiieiiieie ettt sttt ettt sbe e en
Reconciliation to Lines 2 and 21:
32. Term additions ........ccccceeiieenene
33. Totals, extended term insurance .... ,
34. Totals, whole life and endoOWMENt .............c.cccviureieiieeeeeee e 0 0 72,722 18,081,157
35. Totals (Lines 31 to 34) 0 0 83,770 25,702,327
CLASSIFICATION OF AMOUNT OF INSURANCE BY PARTICIPATING STATUS
Issued During Year In Force End of Year
(Included in Line 2) (Included in Line 21)
1 2 3 4
Non-Participating Participating Non-Participating Participating
36 INAUSTHAL ..t | 0 |.
37. 0rdinary .....cccoeeeeeeueene .0 ..
38. Credit Life (Group and INdividual) ..........ccccoiiiiiiiiiniiiesseees e 0
KIS T €11 TN o SOOI 0
40. Totals (Lines 36 to 39) 0 25,061,704 669,108
ADDITIONAL INFORMATION ON CREDIT LIFE AND GROUP INSURANCE
Credit Life Group
1 2 3 4
Number of Individual
Policies and Group
Certificates Amount of Insurance |Number of Certificates| Amount of Insurance
41.  Amount of insurance included in Line 2 ceded to other companies ..............[..ccoceene. XXX e foereei i (U D00 ST RO 0
42.  Number in force end of year if the number under shared groups is counted
ON @ PrO-TAA DASIS ..v.vuvoveieieieieicieieieie ettt ettt (U Do N S (U S XXXKioverecrnns
43. Federal Employees’ Group Life Insurance included in Line 21 ..........c.coeveues fooeninnnnieicccccs [0 [0 (0 U 0
44, Servicemen’s Group Life Insurance included in Lin€ 271 ............coueueueeeeerens oo (O (O (0 U 0
45.  Group Permanent Insurance included in Line 21 0 0 0 0
ADDITIONAL ACCIDENTAL DEATH BENEFITS
46. Amount of additional accidental death benefits in force end of year under ordinary policies 52,640 |
BASIS OF CALCULATION OF ORDINARY TERM INSURANCE
47. State basis of calculation of (47.1) decreasing term insurance contained in Family Income, Mortgage Protection, etc., policies and riders and of (47.2) term insurance on
wife and children under Family, Parent and Children, etc., policies and riders included above.
L OO OO TO TSP PP PO TSP PRRPO
47.2
POLICIES WITH DISABILITY PROVISIONS
Industrial Ordinary Credit Group
1 2 3 4 5 6 7 8
Number of
Number of Number of Number of Certifi- Amount of Ins
Disability Provisions Policies | Amount of Insurance | Policies | Amount of Insurance | Policies [ Amount of Insurance cates rance
48.  Waiver of Premium ............)occccceee. [0 0 ... 12,190 [ 625,014,825 |.............. [0 (V1N [0 0
49. Disability INCOME ....cvrvrerereee ferverecceeens 0 o0 0 [ 0 [ 0 [ (V1N [0 0
50. Extended Benefits .........cocoo.foocccee 0 o0 | ) 00 S T DO & G S [0 [ [0 0
51. Other .o 0 0 0 0 0 0
52. Total 12,190 | (a) 625,014,825 0]() 0 0]() 0

(a) See the Annual Audited Financial Reports section of the annual statement instructions

26




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

EXHIBIT OF NUMBER OF POLICIES, CONTRACTS, CERTIFICATES, INCOME

PAYABLE AND ACCOUNT VALUES IN FORCE FOR SUPPLEMENTARY
CONTRACTS, ANNUITIES, ACCIDENT & HEALTH AND OTHER POLICIES

SUPPLEMENTARY CONTRACTS

Ordinary Group
1 2 3 4
Involving Life Not Involving Life Involving Life Not Involving Life
Contingencies Contingencies Contingencies Contingencies
1. INFOrce end Of PrIO YEAI ........cucveuiiiiieiiieieie ettt T | 1,045 [ [0 O 0
2. 1SSUEd AUIING YA ...cuiiiiiiiiiieiceee e
3. Reinsurance assumed .............ccccooiiiiiiiiiniiis
4. Increased during year (net) .
5. Total (LINES 110 4) ..o
Deductions during year:
6. DeCreased (Net) ......cociiiiieieieecee e
7. Reinsurance ceded
8. Totals (LINES 6 AN 7) cucveveiiiieieieieieiee sttt 52 107 0 0
9. Inforce end of year (lin€ 5 MIiNUS lIN€ 8) .......cccvuiiririririeieieieriee s e 823 | 938 v [0 O 0
10.  Amount on deposit .. .
11, INCOME NOW PAYADIE .....vviviiiiiiieieietcieeee ettt O RN O RN [0 O 0
12.  Amount of income payable (a) 10,232,486 | (a) 2,777,129 | (a) 0]@) 0
ANNUITIES
Ordinary Group
1 2 3 4
Immediate Deferred Contracts Certificates
1. Inforce end Of PriOr YEAI .........ccciiiiiiiiiiii e
2. Issued during year ...........
3. Reinsurance assumed ....
4. Increased during YEar (NEt) ........cccovreeeerrrrriieeierneninieeeeessenesesseeresseneseeseenens | 0 0 0 0
5. Totals (LINES 110 4) wuoviviriiiieieieieieieeee sttt 0 27,314 3 7
Deductions during year:
6. DECIEASEA (NEL) ..ottt [ TR 2,124 | [0 O 1
7. ReINSUrANCE CEUBT .....c.cvvieieiiiiiceiete et 0 0 0 0
8. Totals (Lines 6 and 7) 0 2,124 0 1
9. Inforce end of year (liN€ 5 MINUS lINE 8) .......ccoovririririeieeeiiiinessisie e e [0 R 25,190 v K O 6
Income now payable:
10.  Amount of INCOME PAYADIE .........c.cveuiuiiiiiiiiecece e (a) 0 XXX XXX (a) 45,025
Deferred fully paid:
11, ACCOUNE DAIANGCE .....eeoveeeeeeceee e anaen XXX (a) 0 XXX (a) 0
Deferred not fully paid:
12.  Account balance XXX (a)  3,100,708,348 XXX (a) 0
ACCIDENT AND HEALTH INSURANCE
Group Credit Other
1 2 3 4 5 6
Certificates Premiums in Force Policies Premiums in Force Policies Premiums in Force
1. Inforce end of prior year .....Jo...c.ccoeeeeeovnennnninieeee 0 [ 0 e 0 el 0 [ 3,817 | 4,183,524
2. Issued during year ..............
3. Reinsurance assumed
4. Increased during year (net) . 0 XXX 0 XXX 0 XXX
5. Totals (Lines 1t0 4) ............| 0 XXX 0 XXX 3,817 XXX
Deductions during year:
6. Conversions .........ccccccecececcfornnninininl 0 [ D, %, COURRTT RPN D, %, CTRTRTT RPN D, 0, CURRIT ROV D,0, % CHUPRTRITN RPN XXX e
7. Decreased (Net) ...oceeeeeeeefrecccnnncccccnneen 0 o Do N S (U XXX [ 429 | XXX
8. Reinsurance ceded ............. 0 XXX 0 XXX 0 XXX
9. Totals (Lines61t08)............] 0 XXX 0 XXX 429 XXX
10. Inforce end of year (line 5
minus line 9) 0@ 0 0 () 0 3,388 | (a) 3,716,561
DEPOSIT FUNDS AND DIVIDEND ACCUMULATIONS
1 2
Dividend
Deposit Funds Accumulations
Contracts Contracts
1. INFOrCE @NA Of PIIOM YEAI ...ttt bbbt bbb bbb bbbt bbbt bbbt bbbttt ettt bbb nne e
2. ISSUEA UIING YEAI ...ttt a e et e bt et e e e hs e e ae e e as e e b e e eas e bt e ea e e bt e b e et e et e e sb e e et e ebbeeaeesaeenaeenaeennes
3. REINSUrANCE @SSUMED ..o e s e s s e s e e e e
4. Increased during year (net) .
LT o = [ (I Ty N (oI USRS UR TP PRPRPRURRN
Deductions During Year:
B, DECTEASEA (NEL) ...veueeieiieieieieieieeie ettt ettt ettt s e s e se s e s e et e s e s e s e s e s e e et e s s e s e st s e s ettt e s ene e e et s s oottt as (O R 0
7. Reinsurance ceded ..... 0 0
8. TOAIS (LINES 6 @NG 7) cvvvviviiiieieieteieteie ettt ettt ettt sttt s st s bt sese st e e s b b e b s e s et e s e s e s b e b e s e s e st e sses e s b et et ene e s se s s senene 0 0
9. Inforce end Of year (liN€ 5 MINUS lINE ) .....c.cueuiuiiiiiiiiiieieteieteiet sttt sttt se e bbbt s e st e sses s be s et ese e sese s esenesenin 0 0
10.  Amount of account balance (@) 0@ 0

(a) See the Annual Audited Financial Reports section of the annual statement instructions.
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
FORM FOR CALCULATING THE INTEREST MAINTENANCE RESERVE

INTEREST MAINTENANCE RESERVE

Aml)unt
1. ReSEIVE as 0f DECEMDET 3T, PHOT YEAI ........c.iuiuieieieieieeisetsetsetseses st se st et sses st et s bbb bbbt bbbttt | 12,531,598
2. Current year's realized pre-tax capital gains/(losses) of §  ....... (10,759,037) transferred into the reserve net of taxes of $  ......... (2,259,398) |...oovvrnne (8,499,638)
3. Adjustment for current year’s liability gains/(losses) released from the FESEIVE ..o e 0
4. Balance before reduction for amount transferred to Summary of Operations (Line 1 + Line 2 + LiN€ 3) ......c.co.vvrvreieeeeeeeeeeeeeseeeeeesesee e 4,031,960
5. Current year's amortization released to Summary of Operations (Amortization, Line 1, Column 4) 593,162
6. Reserve as of December 31, current year (Line 4 minus Line 5) 3,438,798
AMORTIZATION
1 2 3 4
Current Year's Adjustment for Current
Realized Capital Year's Liability Balance Before
Reserve as of Gains/(Losses) Gains/(Losses) Reduction for Current
December 31, Transferred into the Released From Year’'s Amortization
Year of Amortization Prior Year Reserve Net of Taxes the Reserve (Cols. 1+2+3)
1. 2023 1ttt e 790,814 [ (197,652) [...coece [V 593,162
2. 2024 .ttt e 676,630 |...coooivrreinee (413,641) [ [V 262,989
Bl 2025 .ttt [or s 720,020 |....coocovreirne (417,026) [.....coece [V 302,994
4. 2026 ..ottt e 847,245 |...ocooie (406,950)......veeeireiiciieane [V 440,295
5. 2027 et [oo s 889,088 |......ccooeuvrnne (401,548) ... [V 487,540
B. 2028 ...t [eo s 838,361 oo (386,405) ... [V 451,956
7o 2029 .ottt [eo s 670,741 | (378,274) [ [V 292,467
8. 2030 .ttt [ee s 547,751 | (368,639) ... [V 179,112
9. 2037 ettt [or s 549,321 [ (360,600) ......coureririciricinee [V 188,721
10, 2032 1ottt e 524,604 |......cccooeuvrnene (347,691) [ 0 oo 176,913
11, 2033 ettt e 502,598 |.....ccooreirrenne (338,513) [ [V 164,085
12, 2034 1ot e 470,349 | (333,170) [ 0 oo 137,179
130 2035 1ottt e 450,972 .o (335,102)
T4, 2030 ..ottt e 447,112 [ (339,278)
15, 2037 oottt e 440,215 [ (336,115)
16, 2038 ...ttt e 404,266 |......ccoovvvrnene (345,493)
17, 2039 1ottt e 369,826 |......ccoveurnene (340,971)
18, 2040 ...t e 333,971 | (340,080)
19, 2047 oottt e 304,201 [ (344,138)
20, 2042 ..ot [oe s 291,153 [ (342,211)
29, 2043 1.ttt [ee s 312,535 i (340,411)
22, 2044 ..ottt [ 342,414 [ (309,319)
23, 2045 ..ottt [ee s 311,403 | (260,125)
24, 2046 ...ttt [eee s 247,748 | (194,920)
25, 2047 ottt [re s 175,355 [ (136,356)
26. (76,227)
27. ..(38,348)]..
28. ..(30,522)..
29. .(21,913)[..
30. (13,304)
31. 2053 and Later 0 (4,696)
32. Total (Lines 1 to 31) 12,531,598 (8,499,638) 0 4,031,960
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

ASSET VALUATION RESERVE

Default Component Equity Component
1 2 3 4 5 6 7
Real Estate and
Other Than Total Other Invested Total Total Amount
Mortgage Loans Mortgage Loans (Cols. 1+2) Common Stock Assets (Cols. 4 +5) (Cols. 3 +6)

1. Reserve as of DECEMDET 31, PHOT YEAI ..........ccocvcviieieeeuerieieieteteeeteseteseseeee et et et et esessssas st et et esesesessssas et st esesesesesesssssssasasesesesssssssessseses|eseseseseneananas 10,257,361 oo 453,656 |.......coeeeeee 10,711,017 [0 e 1,535,906 |..cccvevveneene 1,535,906 |.....ccee..... 12,246,923

2. Realized capital gains/(losses) et of taxes - GENEIAl ACCOUNL ............cocvoviveveveueeeeiieeeeietetesesseses st esesess s s ssseseseseseassesssesesesesea e s st seebereneeeea 547,764 | [V O 547,764 |0 [ [0 O [V 547,764

3. Realized capital gains/(losses) net of taxes - SEPArate ACCOUNTS ............c.ccueuiuiiiiieieieteteeeeceeee ettt seses s s st sesessssesesesesesesessss|eeesese e s esen et e s e eeenenens [V (O 0 ooeereeemeeeeneeeeeen 0 [0 O [0 O 0

4. Unrealized capital gains/(losses) net of deferred taxes - GENETal ACCOUN .............c.c.eueuiuiieieveieieeeteseseeeseeesesesesesessesssese e sesssses s fere e seseeeeeens (620,962)|......cveceeeeererireenciniens [V (620,962)|.......cereeeeerrenrennenn 0 | (123,002)f.....ccvevevrnee (123,002)f.....cccvverree (743,964)

5. Unrealized capital gains/(losses) net of deferred taxes - SEPArate ACCOUNLS .............ccccoveveveueuieieieieeeeeseteteseseeesesesesesesesssssesssesesesess |oeeeesesesese e s e seeeesenes [V [V 0 ooeereeemeeeeneeeeeen 0 [0 O [0 O 0

6. Capital gains credited/(losses charged) to contract benefits, PAYMENtS OF FTESEIVES ...........ccocvveviieveveueeeeieeieeeie e s [V [V 0 ooeereeemeeeeneeeeeen 0 [0 O [0 O 0

A = =T Te oo V10 OSSOSO 2,032,401 44,250 2,076,651 1,007 1,007 2,077,658

8. Accumulated balances (LINES 1 trOUGN 5 =6 # 7) ...c.coviuiueieiiiieiieie ettt sttt bbb s bt s st s s s s snsnsesesesa|esesessnsnsnsesas 12,216,564 |........cvcveee. 497,906 |......coee.... 12,714,470 |0 1,413,911 | 1,413,911 | 14,128,380

9. MAXIMUM MESEIVE ....eueuieuierieeeeniaeseeseisetse ettt e see e sse s es e s bbb bbb bbb bbbttt ee bbbttt [ 9,246,761 |....covvernee 267,056 |......cccovunnnee 9,513,817 [ 0 i 2,524,688 |.......cccoc... 2,524,688 |................ 12,038,506
10, RESEIVE ODJECHVE .......eveeveceeeceeeee ettt sttt s st b st s et e s s s e s s sttt s ettt s 5,561,221 205,509 5,766,730 2,521,265 2,521,265 8,287,995
T Ao (X I T 3 OO (1,331,069) (58,479) (1,389,548) 221,471 221,471 (1,168,077)
12, Balance before transfers (LINES 8 + 11) ....ciiiiiiueueieieiieeeieteteise ettt sttt a st es st b st s s b bt et se st ese s st sn et esesesessnsnseseses fonnsnaesesenans 10,885,495 |.......ccvcvvevee. 439,426 |................ 11,324,922 |0 1,635,382 |oveverinne. 1,635,382 |.cvcvinene. 12,960,303
13. 0 TIANSTEIS ..o e s 0 [ (U O 0 [ 0 e (U O (U O 0
T4, VOIUNLATY CONMTDULION ......eiiitetctetieiieteie ettt ettt ettt sttt b et se e s e st e s e s eses e e ee e s e s s e b s e s e se e e s e s et e s e s esese st s s esesesesenese e ssssesesena oo et et et et b bbbt ee e (O RN (O RSN 0 oo 0 [V TS [V TS 0
15, Adjustment dOWN t0 MAXIMUM/UD t0 ZETO ..........ovv.oveeeeeveeeeeeeeesseeeeeeeseses s sessse s ssesesese e sssss e sesessessse s esess s ssesnsesesesesesnssesesnseenes (1,638,734) (172,370) (1,811,104) 0 0 (1,811,104)
16. Reserve as of December 31, current year (Lines 12 + 13 + 14 + 15) 9,246,761 267,056 9,513,817 1,635,382 1,635,382 11,149,199
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
ASSET VALUATION RESERVE
BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

DEFAULT COMPONENT

1 2 Basic Contribution Reserve Objective Maximum Reserve
Balance for 6 7 8 9 10
Line NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount Amount
ber nation Description Carrying Value Encumbrances Encumbrances (Cols. 1+ 2 +3) Factor (Cols.4 x 5) Factor (Cols. 4 x 7) Factor (Cols. 4 x 9)
LONG-TERM BONDS
1. Exempt OblIGations ........c.c.evevevceeeeeeeeeeeecceeieeseeeeee e e 97,151,916 |.....ooooo o XXX e XXX e e 97,151,916
2.1 1 NAIC Designation Category 1.A ........cccccueueveeeceeeeeeeeeeeeaeaesens [orereneeeeeeens 139,620,627 |.........coc... XXX forereeeee et XK e 139,620,627
2.2 1 NAIC Designation Category 1.B ........cccccveveveveueueeeeeeeeieeieresens [reeeeeeeenenens 34,672,995 |t XX e XK e 34,672,995
2.3 1 NAIC Designation Category 1.C .. .. 12,462,904 |.... .. 12,462,904 |....
2.4 1 NAIC Designation Category 1.D .. .. 36,560,631 |.... .. 36,560,631 |....
25 1 NAIC Designation Category 1.E ........ccoceueveverceeeeeeeeeeeeeeeeeenens foreneeeeieenees 22,204,451 | XK e e XK e oo 22,204,451
2.6 1 NAIC Designation Category 1.F ........cceveeeecueueeeeeeeeeeeeeereneeas [oreeescenieenees 86,610,012 ..o XXX et X i oo 86,610,012
2.7 1 NAIC Designation Category 1.G 114,213,368 | XX forrecee e XK freceee s 114,213,368
2.8 Subtotal NAIC 1 (2.142.2+2.3+2.4+2.5+2.6+2.7) ....cceoecuec... 446,344 988 446,344,988
3.1 2 NAIC Designation Category 2.A ..........ccccceveveueueeeeeeeeeereereesens e 83,049,606 |.......c..c... XXX oo e XK e e 83,049,606
3.2 2 |NAIC Designation Category 2.B .. .133,405,450 |.... .133,405,450 |....
3.3 2 NAIC Designation Category 2.C .........cccooveveveveveueueeeeeeeeeeeresenes |reseeeeeeneneas 83,084,782 |......coooeeee XX et XX [ 83,084,782
3.4 Subtotal NAIC 2 (3.1+3.2+3.3) .... . 299,539,838 299,539,838
41 3 NAIC Designation Category 3.A ..........ccccoveveveueueeeeeeeeeeeisereens e 1,405,409 oo XX e e XX e o 1,405,409
4.2 3 |NAIC Designation Category 3.B .. ....5,770,971 |.... ...5,770,971 |....
4.3 3 NAIC Designation Category 3.C ........cccoveveveveveveveueereeeeeeereenes freseeseeenenens 26,654,674 |.......ocoooe. XXKovoveveees et XX [ 26,654,674
4.4 Subtotal NAIC 3 (4.14+4.244.3) ..o 33,831,054 33,831,054
5.1 4 NAIC Designation Category 4.A ..........ccccceveveueueeeeeeeeeeeieeeens oo 3,415,013 [ XXX e e XK e e 3,415,013
5.2 4 |NAIC Designation Category 4.B ..........cccccocoeeueueeeeeeeeceeeennnn. 4,795,058 4,795,058 |....
53 4 NAIC Designation Category 4.C ..........ccccovevevevevereueeeeieeeerereneies |reseeeeseeeneneas 1,380,000 |.....oooeee e XX freeeereee e XX e [ 1,380,000
5.4 Subtotal NAIC 4 (5.1+5.2+5.3) .... 9,590,071 9,590,071
6.1 5 NAIC Designation Category 5.A ..........cccocveveueueueeeeeeeeeeeieieesens oo 0 oo e e XXX e oo e XXX e oo 0
6.2 5 NAIC Designation Category 5.B .. L0 .0 0. 0. ..0.
6.3 5 NAIC Designation Category 5.C ........cceueveeeecueueeeeeeeeeceeeeenenan forssesensesesenens ,860,116 ..o XX feeee e e XX e [ ,860,116 ..o 0.0836 |.ooveeearnieenns 9,106 |...oovoenee 0.1498 ..o 8,445 |..ooeee 0.2496 [..oooiiiiinnnes 3,885
6.4 Subtotal NAIC 5 (6.1+6.2+6.3) . 2,860,116 2,860,116 239,106 428,445 713,885
7. 6 INAIC B ..ttt ne s [e et ei e 0
8. Total Unrated Multi-class Securities Acquired by Conversion . 0
9. Total Long-Term Bonds (1+2.8+3.4+4.4+5.4+6.4+7+8) 889,317,983
PREFERRED STOCKS
10. 1 Highest Quality ...
11. 2 High Quality .......
12. 3 Medium Quality ..
13. 4 LOW QUAITY ..o
14. 5 Lower QUality .........cooiiiii e
15. 6 In or Near Default
16. Affiliated Life with AVR .......cccooiiiiieeeeeee e 0
17. Total Preferred Stocks (Sum of Lines 10 through 16) 0




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
ASSET VALUATION RESERVE (Continued)
BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

DEFAULT COMPONENT

3%

1 2 Basic Contribution Reserve Objective Maximum Reserve
Balance for 5 6 7 8 9 10
Line NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount Amount
ber nation Description Carrying Value Encumbrances Encumbrances (Cols. 1+ 2 +3) Factor (Cols.4 x 5) Factor (Cols. 4 x 7) Factor (Cols. 4 x 9)
SHORT-TERM BONDS
18. Exempt Obligations ..........ccceeiiiiiiiiiii e
19.1 1 NAIC Designation Category 1.A .......cccooeeieiieneeeeeee s
19.2 1 NAIC Designation Category 1.B ........cccoceiieiieienieneeeeees
19.3 1 NAIC Designation Category 1.C ..
194 1 NAIC Designation Category 1.D ..
19.5 1 NAIC Designation Category 1.E ........ccooceiiiiininniieeeeees
19.6 1 NAIC Designation Category 1.F .......ccccooiiiiiiniieeieeeeee
19.7 1 NAIC Designation Category 1.G .......ccccoooeirieneeiieneeeeeeee
19.8 Subtotal NAIC 1 (19.1+19.2+19.3+19.4+19.5+19.6+19.7) ...... 0
20.1 2 NAIC Designation Category 2.A .......ccoooeeiereereeneeneenieeeees oot 0
20.2 2 NAIC Designation Category 2.B .. 0
20.3 2 NAIC Designation Category 2.C .........ccoiueieeniineeiieenieseens frosis s 0
20.4 Subtotal NAIC 2 (20.1+20.2+20.3) .. . 0
211 3 NAIC Designation Category 3.A ......cocooiiieiienieniereeneeieses oo 0
21.2 3 NAIC Designation Category 3.B .. 0
21.3 3 NAIC Designation Category 3.C ........cociiieiienienieiieeneeseens froses s 0
214 Subtotal NAIC 3 (21.1+21.2421.3) ..ooiiiiieeeee e 0

221 4 NAIC Designation Category 4.A
222 4 NAIC Designation Category 4.B
223 4 NAIC Designation Category 4.C

224 Subtotal NAIC 4 (22.1+22.2+22.3) .. 0
23.1 5 NAIC Designation Category 5.A ......cccooiiiriienieneeneenieeieees oot 0
23.2 5 NAIC Designation Category 5.B .. 0
23.3 5 NAIC Designation Category 5.C ........cocoiieiienieneeiieieneseens frosis i 0
234 Subtotal NAIC 5 (23.1+23.2+23.3) .. 0
24. 6 INAIC B .ttt n e e e et et et e s s et e e 0 oot e XX e et XK e 0 f.0.0000 |0 002370 0 022870 |
25. Total Short-Term Bonds (18+19.8+20.4+21.4+22.4+23.4+24) 0
DERIVATIVE INSTRUMENTS
26. EXChaNge Traded .........cceovevevivereieececeieieeeeeeeteieiesees e eseaeaes [reeeseesesene s seseeeenenes 0
27. 1 Highest QUALILY ........covoveeeeeieieieeeeee s [ 1,020,487
28. 2 HIgh QUAEIIY <....oveeeecec e [eeeeeeeeen e 0.
29. 3 Medium Quality .. 0
30. 4 |LOW QUAIILY oottt eae e en s s senns [eeeseeeeee e e 0.
31. 5 LOWET QUAIIY ...t [ee e 0
32. 6 In or Near Default . 0
33. Total Derivative INStruMeNts ..........ccooveeeeeeeeeeeeeeeeeeeeeeeeeeeeeen 1,020,487 1,020,487 1,633 XXX 3,368
34. Total (Lines 9 + 17 + 25 + 33) 890,338,470 890,338,470 XXX 2,032,401 XXX 5,561,221 XXX 9,246,761




ce

ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
ASSET VALUATION RESERVE (Continued)
BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

DEFAULT COMPONENT

1 2 Basic Contribution Reserve Objective Maximum Reserve
Balance for 5 6 7 8 9 10
Line NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount Amount
ber nation Description Carrying Value Encumbrances Encumbrances (Cols. 1 +2+3) Factor (Cols.4 x 5) Factor (Cols. 4 x 7) Factor (Cols. 4 x 9)
MORTGAGE LOANS

In Good Standing:
35. Farm Mortgages - CM1 - Highest Quality .............c.ccocoeeeeeiferercnnnnn 29,600,696 [ O XXX e [ 29,600,696 . 0.0011 [ 32,561 | 0.0057 |..ocoovevveee... 168,724 (o 0.0074
36. Farm Mortgages - CM2 - High Quality ............ccccoevevevevereeeceeeerenennneeeeienennn 0 Lo O X e [ 0 e 0.0040 ..o [V 0.0114 |0 o 0.0149
37. Farm Mortgages - CM3 - Medium Quality ....... 0.0069 0.0200
38. Farm Mortgages - CM4 - Low Medium Quality ..0.0120 |.... ..0.0343 |....
39. Farm Mortgages - CM5 - Low Quality ..........cccceeeeninirininnnns 0.0183 0.0486
40. Residential Mortgages - Insured or Guaranteed ................... 0.0003 0.0007
41. Residential Mortgages - All Other ....................... 0.0015 0.0034
42. Commercial Mortgages - Insured or Guaranteed .............. 0.0003 0.0007
43. Commercial Mortgages - All Other - CM1 - Highest Quality . 0.0011 0.0057
44, Commercial Mortgages - All Other - CM2 - High Quality ...... 0.0040 0.0114
45, Commercial Mortgages - All Other - CM3 - Medium Quality . 0.0069 0.0200
46. Commercial Mortgages - All Other - CM4 - Low Medium

QUAIIEY e [ O [ O L K el 0 000120 0 000343 0 [ 0.0428

47. Commercial Mortgages - All Other - CM5 - Low Quality .......[-cccooooeoeil O 0 L XXX [0 000788 [0 000480 (0 000028

Overdue, Not in Process:
48. Farm MOrgages ........cooueeieiiiiiereesee e
49. Residential Mortgages - Insured or Guaranteed .
50. Residential Mortgages - All Other ...........ccccc.c.....
51. Commercial Mortgages - Insured or Guaranteed
52. Commercial Mortgages - All Other .........cccoooviiiiiiiienienens

In Process of Foreclosure:
53. Farm MOrgages ........cooueeieiiiiiereesee e
54. Residential Mortgages - Insured or Guaranteed .
55. Residential Mortgages - All Other .........cccoooeiieiiinienieees
56. Commercial Mortgages - Insured or Guaranteed
57. Commercial Mortgages - All Other .........ccccooviiiiiiiiiiienens 0
58. Total Schedule B Mortgages (Sum of Lines 35 through 57) 33,504,146 0 XXX 33,504,146 XXX 44,250 XXX 205,509 XXX 267,056
59. Schedule DA Mortgages 0 0 XXX 0 0.0034 0 0.0114 0 0.0149 0
60. Total Mortgage Loans on Real Estate (Lines 58 + 59) 33,504, 146 0 XXX 33,504, 146 XXX 44,250 XXX 205,509 XXX 267,056




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

ASSET VALUATION RESERVE

BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

OMPONENT

EQUITY AND OTHER INVESTED ASSET C

Basic Contribution

Reserve Objective

Maximum Reserve

€e

6 7 8 9 10
Line | NAIC Reclassify
Num- | Desig- Book/Adjusted Related Party Add Third Party Amount
ber | nation Description Carrying Value Encumbrances (Cols. 1+2+3) Factor (Cols. 4 x7)
COMMON STOCK
1. Unaffiliated - PUDIIC ........ccoieiiriiececcircieeeeeseieeeseeiseees o 0 [, XXX vvevevres forrereee e XX e [ 0 020000 |0 [ 0.1580 (@) [ovevereeeeeieieieiens
2. Unaffiliated - PrIVALE ............ccccueeieieeeieeeicecceeeeee e e seseseeeieeeneneneseseens 0 [ XXX feoeereee e XK e Joreeeeeeeieneeereseneseeeenn 0 foiii00.0.0000 e 0 [ 0.1945 |
3. Federal HOme Loan BanK ..............ccccceueveieveveeeeeeeeceeeeeseeeeeaens feeesenesesneeeenenensnesesnnens 0 [ XXX feoeeeee e XK e Joeeeeeeeeeneeeseseneseeeenn 0 fiii00.0.0000 | 0 [ 0.00671 |.ovveeeeieeieeeeicieien
4. Affiliated - Life With AVR ......oooiieeeeeneeeeeesesseeseseesesfeeseeeeeeeeesesseeeeeees 0 o XXXoveveeveees [t XK o 0 fiii0000.0000 |l 0 0.0000 ..eoveeeerererireeecerieienes
Affiliated - Investment Subsidiary:
5. Fixed Income - Exempt Obligations ..............cocoviiiiinininines el O O O O KK e el O KKK
6. Fixed Income - Highest Quality ................ccccooiiiiiiiiie
7. Fixed Income - High Quality ......
8. Fixed Income - Medium Quality ...........cocooiiniiiinciicneene el O O O O KK e el O KKK
9. Fixed Income - Low Quality .........cccoooviiiiiiiiiiiiiicciececee s O i O el O el O OO XK el O XK
10. Fixed Income - Lower Quality ...
1. Fixed Income - In/Near Default ..... .. . .. e XX | .. ..
12. Unaffiliated Common Stock - PUBIIC .......c.ovveieeceereeneiccieeees e 0 Lo 0 o0 0 L 0.0000 [....ovevreerrierricricnnn 0 i 0.1580 (@) [ocevoveerrecriciricirienn 0 i 0.1580 (@) [oevvrererereeererririricieienns
13. Unaffiliated Common Stock - Private ............cccceeveieeeceeveeeens froernnieennnnceeenennen 0 Lo 0 i 0 0 [ 0.0000 [.vvovreeeeeererrrircceennns 0 o 0.1945 [ 0 L 0.1945 [,
14. Rl EStAte ......cocviviiiciciciinccieennieiceensesee e 0 L 0 0 0 [0.0000 (B) [0 0.0000 (D) [ocevveevreecrricricirienn 0 i 0.0000 (D) [oerevreerereeererrerericeeienne
15. Affiliated - Certain Other (See SVO Purposes and Procedures
MENUAL) .o O e XXX [t XK oo 0 s 0.0000 [.vvovreeeeeererrrircceennns 0 o 0.1580 [vivveeceeierrncceiennd 0 o 0.1580 v
16. Affiliated - All Other XXX 0.1945 0.1945
17. Total Common Stock (Sum of Lines 1 through 16) XXX XXX
REAL ESTATE
18. Home Office Property (General Account only) ..........cooeeereeerecenns frvreninnnennennieneen 0 0 0 L0 0.0000 ..o 0 o 0.0912 [ 0 e 0.0912 [
19. INVEStMENt PrOPEItIES ........c.cveveerreeeeeeecececceeeeeeeeeeeeeneeenensnsnenns [reeseeeesnssssnsseeerenens 0 fooveinseeeeenennsseeed O Lo 0 e 0 0.0000 |..ovevevereieiririeieeeieeees 0 o 0.0912 |0 e 0.0912 |ooveiiieeeeeeee
20. Properties Acquired in Satisfaction of Debt ............cccooceirrinnnnne 0.1337 0.1337
21. Total Real Estate (Sum of Lines 18 through 20) XXX XXX
OTHER INVESTED ASSETS
INVESTMENTS WITH THE UNDERLYING
CHARACTERISTICS OF BONDS
22. Exempt OblIgations ...........ccoviiiiiiiiiiiiiiicseseseseseseseseses oo
23. 1 Highest Quality ...........cccooiiiiiiiiiicie, ..
24. 2 High Quality .......
25. 3 Medium Quality ..
26. 4 LOW QUANIY ..o
27. 5 LOWETr QUAIILY ...
28. 6 Inor Near Default ............cccoiiiiiiiiiicce e
29. Total with Bond Characteristics (Sum of Lines 22 through 28)




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
ASSET VALUATION RESERVE (Continued)
BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

ve

EQUITY AND OTHER INVESTED ASSET COMPONENT

Basic Contribution Reserve Objective Maximum Reserve
Balance for 6 8 9 10
Line | NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount Amount
ber | nation Description Carrying Value Encumbrances Encumbrances (Cols. 1+2+3) Factor (Cols.4 x 5) Factor (Cols. 4 x7) Factor (Cols. 4 x9)
INVESTMENTS WITH THE UNDERLYING CHARACTERISTICS
OF PREFERRED STOCKS
30. 1 Highest QUANIEY ........oveveeeececieeeee e [ 2,013,636 |[....ooooe e XXX o XX [ 2,013,636
31. 2 HIgh QUAEIILY ...t [eeeeeeee e 0
32. 3 MEdiUM QUAIILY .....cveeeeeeieeeececececc ettt [eeee et 0.
33. 4 LOW QUAIILY ...ttt [eeeeee et 0.
34. 5 | LOWET QUANIY......veeeececeeeeieeeececee e eaeee et saeae s esenanas |eeeeeeseesese s s senese s 0.
35. 6 IN OF NEAr DEFAUIL ... [eeesee e 0
36. Affiliated Life With AVR ......cccooiiiiiccceecce e 0
37. Total with Preferred Stock Characteristics (Sum of Lines 30
through 36) 2,013,636 XXX
INVESTMENTS WITH THE UNDERLYING CHARACTERISTICS
OF MORTGAGE LOANS

In Good Standing Affiliated:
38. Mortgages - CM1 - Highest Quality ..
39. Mortgages - CM2 - High Quality .......
40. Mortgages - CM3 - Medium Quality .....
41. Mortgages - CM4 - Low Medium Quality .............cccccoeiiiiicicnes ..
42. Mortgages - CM5 - Low Quality ..o
43. Residential Mortgages - Insured or Guaranteed .
44, Residential Mortgages - All Other ...........cccccec.....
45. Commercial Mortgages - Insured or Guaranteed

Overdue, Not in Process Affiliated:
46. Farm MOMQages ........oooueeieiiieeeiie e
47. Residential Mortgages - Insured or Guaranteed .
48. Residential Mortgages - All Other .........c.ccooveiieiiiiiiicciceee,
49. Commercial Mortgages - Insured or Guaranteed
50. Commercial Mortgages - All Other .........ccccooiiiienienieneeeee

In Process of Foreclosure Affiliated:
51. Farm Mortgages ........cccceeveeieieenieneereeeenn
52. Residential Mortgages - Insured or Guaranteed .
53. Residential Mortgages - All Other ...........ccccc.c.....
54. Commercial Mortgages - Insured or Guaranteed
55. Commercial Mortgages - All Other .........ccccooiiiiienienieneeeee
56. Total Affiliated (Sum of Lines 38 through 55)
57. Unaffiliated - In Good Standing With Covenants
58. Unaffiliated - In Good Standing Defeased With Government

SECUNMEIES ...

59. Unaffiliated - In Good Standing Primarily Senior
60. Unaffiliated - In Good Standing All Other ........
61. Unaffiliated - Overdue, Not in Process ............ccccccooeiiiiniecnne
62. Unaffiliated - In Process of Foreclosure .............cccccooviiiiiinnns
63. Total Unaffiliated (Sum of Lines 57 through 62) .............cccceeuenee
64. Total with Mortgage Loan Characteristics (Lines 56 + 63)
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
ASSET VALUATION RESERVE (Continued)
BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS

EQUITY AND OTHER INVESTED ASSET COMPONENT

Basic Contribution Reserve Objective Maximum Reserve
Balance for 5 6 7 8 9 10
Line | NAIC Reclassify AVR Reserve
Num- | Desig- Book/Adjusted Related Party Add Third Party Calculations Amount Amount Amount
ber [ nation Description Carrying Value Encumbrances Encumbrances (Cols. 1+2+3) Factor (Cols.4 x 5) Factor (Cols. 4 x7) Factor (Cols. 4 x9)
INVESTMENTS WITH THE UNDERLYING CHARACTERISTICS
OF COMMON STOCK
65. Unaffiliated PUDIIC ..o [ [V D,0. ¢ U RS XXX [ [V 0.0000 |.eeevevenrrieirieiireeeeeeeene (U1 R 0.1580 (@) [crveovrveereeirieirieeis 0 | 0.1580 (@) [crvevrveereeirieiiiieieis 0
66. Unaffiliated Private ... e, 12,946,239 |.............. D.0.0 S SR XXXoieveieiens [ 12,946,239 | 0.0000 |- (1 0.1945 | 2,518,043 | 0.1945 | 2,518,043
67. Affiliated Life With AVR ..o o [V D.0.0 S SR XXX [ [V 0.0000 |.eeevevenrrieirieiireeeeeeeene [V 0.0000 |-eeuveveeeeirieirieeeeeiene [V 0.0000 |.eoeveverrieirieirieeseeiene 0
68. Affiliated Certain Other (See SVO Purposes & Procedures
LY = o LU 1) SRS RTURUTP RPN [V D, 0.0, U RS XXX [ [V 0.0000 |- [V 0.1580 | [V 0.1580 e 0
69. Affiliated Other - All Other ...........cccoociiiiiiiiiiiccce 0 XXX XXX 0 0.0000 0 0.1945 0 0.1945 0
70. Total with Common Stock Characteristics (Sum of Lines 65
through 69) 12,946,239 XXX XXX 12,946,239 XXX 0 XXX 2,518,043 XXX 2,518,043
INVESTMENTS WITH THE UNDERLYING CHARACTERISTICS
OF REAL ESTATE
71. Home Office Property (General Account only) .
72. INVEStMENt Properties ..........ccocveevveerieerieieee e 0912 | 0 0.0912 | 0
73 Properties Acquired in Satisfaction of Debt .............ccccevveeirieennns . 0.1337 0
74. Total with Real Estate Characteristics (Sum of Lines 71 through
73) 0 0 0 0 XXX 0 XXX 0 XXX 0
LOW INCOME HOUSING TAX CREDIT INVESTMENTS
75. Guaranteed Federal Low Income Housing Tax Credit .........cccccee. |ooviiiiiiiiiiiiieciceeee 0

76. Non-guaranteed Federal Low Income Housing Tax Credit .

77. Guaranteed State Low Income Housing Tax Credit ........cccccooceees oovieiiiciiiiceeeceeee 0
78. Non-guaranteed State Low Income Housing Tax Credit . e [ 0
79. All Other Low Income Housing Tax Credit ...........ccoooeeieeieiiennenne 0
80. Total LIHTC (Sum of Lines 75 through 79) 0
RESIDUAL TRANCHES OR INTERESTS
81. Fixed Income Instruments - Unaffiliated ............ccoceneeninininicn foriicee 0
82. Fixed Income Instruments - Affiliated . .0
83. Common Stock - Unaffiliated .......... .0
84. Common Stock - Affli@ted ............ccceueieieieieieieecceeeeeeee e oo 0
85. Preferred Stock - Unaffiliated ...........cccooiiiiiiniiiiiieeiees feniieeeeee, 0
86. Preferred Stock - Affiliated ... .0
87. Real Estate - Unaffiliated .. 0]
88. Real Estate - Affiliated ...........ccoccoriinioiniiiiicnccneenees [ 0
89. Mortgage Loans - Unaffiliated ... s 0
90. Mortgage Loans - Affiliated .. O O
91. Other - Unaffiliated ... e 0
92. Other - Affillated .........ooiieiieeee e 0
93. Total Residual Tranches or Interests (Sum of Lines 81 through
92) 0 0 0 0 XXX 0 XXX 0 XXX 0
ALL OTHER INVESTMENTS
94, NAIC 1 Working Capital Finance Investments ............cccocceeveveens feoreviieiieciiiiiieen 0 o XX e O e 0 0020000 [ 0 e 020042 | 0 e, 0.0042
95. NAIC 2 Working Capital Finance Investments
96. Other Invested Assets - Schedule BA ..........c.ccooiiiiiiiiiiiiiies

97. Other Short-Term Invested Assets - Schedule DA ... . 0
98. Total All Other (Sum of Lines 94, 95, 96 and 97) ........ccccceveenneene 0
99. Total Other Invested Assets - Schedules BA & DA (Sum of Lines
29, 37, 64, 70, 74, 80, 93 and 98) 14,959,875 0 0 14,959,875 XXX 1,007 XXX 2,521,265 XXX 2,524,688

(a) Times the company’s weighted average portfolio beta (Minimum .1215, Maximum .2431).
(b) Determined using the same factors and breakdowns used for directly owned real estate.
(c) This will be the factor associated with the risk category determined in the company generated worksheet.
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

ASSET VALUATION RESERVE

BASIC CONTRIBUTION, RESERVE OBJECTIVE AND MAXIMUM RESERVE CALCULATIONS REPLICATIONS (SYNTHETIC) ASSETS

RSAT Number

Description of Asset(s)

NAIC Designation or
Other Description of Asset

Value of Asset

AVR
Basic Contribution

AVR
Reserve Objective

AVR
Maximum Reserve

0599999 - Total




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE F

Showing all claims for death losses and all other contract claims resisted or compromised during the year, and
all claims for death losses and all other contract claims resisted December 31 of current year

1 2 3 4 5 6 7 8
State of Year of
Residence | Claim for Amount Resisted
Contract Claim of Death or Amount Paid Dec. 31 of
Numbers Numbers Claimant Disability Amount Claimed During the Year Current Year Why Compromised or R ted

012003395 ........... 11111 O P KS........ 2023 100,000 |.......ccovee..... 55,000 |ovvoreree 0 | Coverage Not Inforce .........cccocovvvvvrennne.n.
0199999. Death Claims - Ordinary 100,000 55,000 0 XXX
0599999. Death Claims - Disposed Of 100,000 55,000 0 XXX
1099999. Additional Accidental Death Benefits Claims -

Disposed Of 0 0 0 XXX
1599999. Disability Benefits Claims - Disposed Of 0 0 0 XXX
2099999. Matured Endowments Claims - Disposed Of 0 0 0 XXX
2599999. Annuities with Life Contingency Claims - Disposed

of 0 0 0 XXX
2699999. Claims Disposed of During Current Year 100,000 55,000 0 XXX
3199999. Death Claims - Resisted 0 0 0 XXX
3699999. Additional Accidental Death Benefits Claims -

Resisted 0 0 0 XXX
4199999. Disability Benefits Claims - Resisted 0 0 0 XXX
4699999. Matured Endowments Claims - Resisted 0 0 0 XXX
5199999. Annuities with Life Contingencies Claims - Resisted 0 0 0 XXX
5299999. Claims Resisted During Current Year 0 0 0 XXX

5399999

- Totals

100,000

55,000

37
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE H - ACCIDENT AND HEALTH EXHIBIT

PART 1 - ANALYSIS OF UNDERWRITING OPERATIONS

(a) Includes $

................................. 0 reported as "Contract, membership and other fees retained by agents.”

Comprehensive (Hospital and Comprehensive (Hospital and Medicare Federal Employees Health
Total Medical) Individual Medical) Group Supplement Vision Only Dental Only Benefits Plan
1 2 3 4 5 6 7 8 9 10 11 12 13 14
Amount % Amount % Amount % Amount % Amount % Amount % Amount %
1. Premiums written ...........cooooiiiiiiiiieieins o 418,429 | XXX e 0 | O e O OO e O L XK O L XK e O [ XXX e O | XXX
2. Premiums earned ............ccooooiiiiiiinininiiiineeinne e 485,357 XXX e O [ XK O XK e O | O e O | OORK e O XKl O U XXX
3. Incurred Claims ........ccccveeinceneennenneeneeeneeeneenns ooereeeeeeeee 7,917 o0 102.9 [ O e 000 e 0 e 000 [ O e 000 [ O e 000 | O [ 000 | O [ 0.0
4. Cost containment eXpenses ..........cccveeeveceneceneccns Joevveeveeeeeeieeann 0 oo 000 Joeiicceieeei 0 e 000 e 0 e 000 e 0 e 000 [ O e 000 [ O 000 [ 0 0.0
5. Incurred claims and cost containment expenses
(Lines 3and 4) .......cccciviiiiiiiiieiccee 0.0
6. Increase in contract reserves 0.0
7. COmMMISSIONS (8) .oveoveveeereieieinnns 0.0
8. Other general insurance expenses .. 0.0
9. Taxes, licenses and fees .............. 0.0
10. Total other expenses incurred ...... 0.0
11.  Aggregate write-ins for deductions ................ccccuc.... 0.0
12.  Gain from underwriting before dividends or refunds . |.. 0.0
13.  Dividends or refunds ..........ccccceveieereerenieeeseeeenns 0.0
14.  Gain from underwriting after dividends or refunds 0.0
DETAILS OF WRITE-INS
1101.
1102.
1103.
1198. Summary of remaining write-ins for Line 11 from
OVEIfIOW PAGE ....oveviiiieiiieieeeeeeseeseeeene oo [N O 0.0 | (U SO 0.0 [ 0 i 0.0 | (U ORI 0.0 [ (V1) F 0.0 [ [V 0.0 |orvevreireineienennn 0 o 0.0
1199. Totals (Lines 1101 thru 1103 plus 1198)(Line 11
above) 0 0.0 0 0.0 0.0 0 0.0 0 0.0 0 0.0 0.0
Medicare Title XVIII Medicaid Title XIX Credit A&H Disability Income Long-Term Care Other Health
15 16 17 18 19 20 21 22 23 24 25 26
Amount % Amount % Amount % Amount % Amount % Amount %
1. Premiums written ... o 0 | XK e O | O e O e OXORK e 418,429 [ XXX O e XK e O [ XXX
2. Premiums earned ...........ccooooiiiiiiininiiicniiieninines e O o XK O [ XK O XX e 485,357 | XK e O | OKORK e 0 XXX
3. Incurred Claims .........ccoveevceneenneeneeeneeeneeeneeeees fooveeeeeeveenereeereens O fovereeerieens 000 oo 0 e 000 [ 0 e 000 [ 447,917 [ 102.9 e O [ 000 | O e 0.0
4. Cost containment eXpenses ..........ccccveeevecenecenniens foeveveveeveieeveieienen 0 e 000 Jecicceeen 0 e 000 e 0 e 000 e O e 000 [ O e 000 [ O 0.0
5. Incurred claims and cost containment expenses
(Lines 3and 4) .......ccceiviiiniiiiiiiieee e 0.0
6. Increase in contract reserves 0.0
7. COmMMISSIONS (8) .oveoveveeereieieinns 0.0
8. Other general insurance expenses .. 0.0
9. Taxes, licenses and fees .............. 0.0
10. Total other expenses incurred ...... 0.0
11. Aggregate write-ins for deductions ................ccccuc.... 0.0
12.  Gain from underwriting before dividends or refunds . |.. 0.0
13.  Dividends or refunds ..........cccoceeeiererieenieeeseeeeee 0.0
14.  Gain from underwriting after dividends or refunds 0.0
DETAILS OF WRITE-INS
1101.
1102.
1103.
1198. Summary of remaining write-ins for Line 11 from
OVEIfIOW PAGE .....cveviviieiiieieeeeeeseesee e oo [N O 0.0 | (U ORI 0.0 [ 0 i 0.0 | 0 [ 0.0 | [V F 0.0 [ [V 0.0
1199. Totals (Lines 1101 thru 1103 plus 1198)(Line 11
above) 0 0.0 0 0.0 0.0 0 0.0 0 0.0 0 0.0
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE H - ACCIDENT AND HEALTH EXHIBIT (Continued)

PART 2. - RESERVES AND LIABILITIES

1 2 3 4 5 6 7 8 9 10 11 12 13
Comprehensive | Comprehensive Federal
(Hospital and | (Hospital and Employees
Medical) Medical) Medicare Health Benefits Medicare Medicaid Disability Long-Term
Total Individual Group Supplement Vision Only Dental Only Plan Title XVIII Title XIX Credit A&H Income Care Other Health
A. Premium Reserves:

ook wNnN

1.

Unearned premiums
Advance premiums ..
Reserve for rate credits
Total premium reserves, current year
Total premium reserves, prior year
Increase in total premium reserves

(16,928

)

(16,928)

B.C

ntract Reserves:

1. Additional reServes () .......ccoooeereenienienieeeeeee e [ 1,425,920 [0 el o0 o0 0 0 [0 0 0 [ 1,425,920

2. Reserve for future contingent benefits ............ccocooiiiiininini i 0f..

3. Total contract reserves, current year .. ..1,425,920 |... .. ,425,

4. Total contract reserves, prior YEar. .........cocceeeerererenenenenes [reeieieinns 1,663,044 [0 o0 0 0 0 |0 0 0 0 1,663,044

5. Increase in contract reserves (237,124) (237,124)
C. Claim Reserves and Liabilities:

1. Total CUITENE YA .....coiiiiieieeieee e [ 3,725,977 [0 o0 0 o0 0 [0 0 0 0 [ 3,725,977
2. Total PriOr YEAI ....ccveiiiiiiiiieieeeeeeceeeee e [ 4,043,788 .. 0 0 4,043,788
3. Increase (317,811) 0 0 0 0 0 0 0 0 0 (317,811) 0 0
PART 3. - TEST OF PRIOR YEAR'S CLAIM RESERVES AND LIABILITIES
1 2 3 4 5 6 7 8 9 10 11 12 13
Comprehensive | Comprehensive Federal
(Hospital and | (Hospital and Employees
Medical) Medical) Medicare Health Benefits Medicare Medicaid Disability Long-Term
Total Individual Group Supplement Vision Only Dental Only Plan Title XVIII Title XIX Credit A&H Income Care Other Health
1. Claims paid during the year:
1.1 On claims incurred prior to current year
1.2 On claims incurred during current year
2. Claim reserves and liabilities, December 31, current year:
2.1 On claims incurred prior to current year
2.2 On claims incurred during current year
3. Test:
3.1 LINes 1.1.aNd 2.1 oo [ 4,186,216 |- O e 0 e 0 e O e 0 e 0 e O el 0 el 0 e 4,186,216
3.2 Claim reserves and liabilities, December 31, prior year ...... |-cccceeeueee.. 4,043,788 [veeeeeeeeeeeceeend O [ 0 e 0 e O e 0 | 0 e O e 0 [l 0 e 4,043,788
3.3 Line 3.1 minus Line 3.2 142,428 142,428
PART 4. - REINSURANCE
1 2 3 4 5 6 7 8 9 10 11 12 13
Comprehensive | Comprehensive Federal
(Hospital and (Hospital and Employees
Medical) Medical) Medicare Health Benefits Medicare Medicaid Disability Long-Term
Total Individual Group Supplement Vision Only Dental Only Plan Title XVIII Title XIX Credit A&H Income Care Other Health
A. Reinsurance Assumed:

1. Premiums written
2. Premiums earned
3. Incurred claims
4. Commissions

B. Reinsurance Ceded:
1. Premiums written [ O 3,445 478 | O | O e 0 et O e 0 e O e 0 e O el 0 e 3,445,478
2. Premiums earned . ..3,481,865 |... .. 3,481,865 |.
3. Incurred Claims ........cccveiiiiiiiiiiiicscc e | 1,717,511 | O e 0 et O e 0 et O e O e O e 0 e O [ 1,717,511
4. Commissions 605,201 605,201

(a) Includes $
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE H - PART 5 - HEALTH CLAIMS

1 9 10 11 12 13
Comprehensive | Comprehensive Federal
(Hospital and | (Hospital and Employees
Medical) Medical) Medicare Health Benefits Medicare Medicaid Disability Long-Term
Individual Group Supplement Vision Only Dental Only Plan Title XVIII Title XIX Credit A&H Income Care Other Health Total
A. Direct:
1. Incurred Claims ..o [ [V 0 e O i 0 e 0 e 0 o O e 0 o 0 2,165,429 oo 0 e 0 e 2,165,429
2. Beginning claim reserves and liabilities ...............cccccoeiiiiiiins forvineiniene, [V 0 fooreerereeeeieeeene O ot 0 e 0 [ 0 fooeeereeieeeieneen O oot 0 e 0 | 19,746,129 oo O e 0 o 19,746,129
3. Ending claim reserves and liabilities ...............ccccooiiiiniiiiiis | [ 0 [ O e 0 e O e 0 [ O o 0 e 0 [ 18,121,721 oo 0 e 0 e 18,121,721
4. ClaiMS Pad .....ccooviiiiiiiiiiiii s [ [V 0 e O i 0 e 0 e 0 o O e 0 o 0 3,789,837 | 0 e 0 e 3,789,837
B. Assumed Reinsurance:
1. Incurred Claims ... [ [ 0 foreeeneeneienene O et 0 e 0 e 0 Joeeeeneereieneee O et 0 e 0 e 0 v O el 0 e 0
2. Beginning claim reserves and liabilities ................ccccooiiiiiiins | [ 0 [ O o 0 e 0 e 0 [ O o O e O e 0 v O el 0 e 0
3. Ending claim reserves and liabilities ...............ccccooiiiiiiiiiis | [ 0 [ O e 0 e O e 0 [ O e 0 e 0 e 0 v O el 0 e 0
4. ClaimS PAIA ...ocueieiiiiiiiiiiie s [ {1 0 oo O [t O e 0 e, 0 oo O [t O e 0 e, [0 S | B IR | A 0
C. Ceded Reinsurance:
1. Incurred Claims ... [ [ 0 foreeeneeneienene O et 0 e 0 e 0 fooreeeneereienee O et 0 e 0 s 1,717,511 [ 0 e 0 e 1,717,511
2. Beginning claim reserves and liabilities ................ccccooiiiiiiins | [ 0 [ O e 0 e O e 0 [ O o 0 e 0 [ 15,702,340 |oooveeeiceeennn O e 0 e 15,702,340
3. Ending claim reserves and liabilities ..............cc.cccooeiviiiiiiins foeviveieeine, [V 0 fooreerereeeeieeeene O ot 0 e 0 [ 0 fooeeereeieeeieneen O oot 0 e 0 | 14,395,743 [ 0 o 0 [ 14,395,743
4. ClaiMS Pad ......cooviiiiiiiiiiii s [ [V 0 e O i 0 e 0 e 0 o O e 0 o 0 3,024,108 |...oveveeeeeen 0 e 0 s 3,024,108
D. Net:
1. Incurred Claims ........oociiiiiiiiiiicc s [ [V 0 e O i 0 e 0 e 0 o O i 0 e 0 e 447,918 | O e 0 e 447,918
2. Beginning claim reserves and liabilities ...............cccccoeiiiiiiins forvineiniene, [V 0 fooreerereeeeieeeene O ot 0 e 0 [ 0 fooreereeerereieeeens O oot 0 e 0 [ 4,043,789 |.ooieeeeeen 0 e 0 e 4,043,789
3. Ending claim reserves and liabilities ..............cc.ccccoeiviiiiiiins foeviveincene, [V 0 fooreerereeeeieeeene O ot 0 e 0 [ 0 fooreereeerereieeeens O oot 0 e 0 [ 3,725,978 |oooeeeeeeenn O e 0 e 3,725,978
4. ClaiMS Pad .....ccooviiiiiiiiiiiiic s [ [V 0 e O i 0 e 0 e 0 o O i 0 e 0 e 765,729 | 0 e 0 o 765,729
E. Net Incurred Claims and Cost Containment Expenses:
1. Incurred claims and cost containment eXpenses ..........cccocceeevr |eveceeiccieeecieens [ [ RO | I KSR | N R | N RS [ RN | N KSR | N SRR | N IS A47 917 e O e 0 e 447,917
2. Beginning reserves and liabilities ...............ccccooiiiiiiiiiiins e [ 0 [ O e 0 e O e 0 forrreirieieie O o 0 e 0 e 4,043,788 |..ocooeiieeeenn O e 0 e 4,043,788
3. Ending reserves and liabilities .............cccccooeiiiiiiiiiinis e, [V 0 fooreerereeeeieeeene O ot 0 e 0 [ 0 fooreereeerereieeeens O oot 0 e 0 [ 3,725,978 | O e 0 e 3,725,978
4. Paid claims and cost containment expenses 0 0 0 765,727 765,727




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

Schedule S - Part 1 - Section 1

NONE

Schedule S - Part 1 - Section 2

NONE

41,42



ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE S - PART 2

Reinsurance Recoverable on Paid and Unpaid Losses Listed by Reinsuring Company as of December 31, Current Year

1 2 3 4 5 6 7

NAIC
Company ID Effective Domiciliary

Code Number Date Name of Company Jurisdiction Paid Losses Unpaid Losses

...... 16073 ......|..81-4750360 ..[..12/31/2007 ..|BRIGHTHOUSE REINSURANCE COMPANY OF DELAWARE .........ccesveesiersnsienrinnsinnsieenienniennienne [DEuviiiiiiinices Jooveeniininnennnn.. 1,902,689 | 65,890
0199999. Life and Annuity - U.S. Affiliates - Captive
|..06—0566090 ..|..04/01/2001 .. {BRIGHTHOUSE LIFE INSURANCE COMPANY ...
06-0566090 .. |..01/01/2017 ..|BRIGHTHOUSE LIFE INSURANCE COMPANY

0299999. Life and Annuity - U.S. Affiliates - Other 10,664,321 0
0399999. Total Life and Annuity - U.S. Affiliates 12,567,010 65,890
0699999. Total Life and Annuity - Non-U.S. Affiliates 0 0
0799999. Total Life and Annuity - Affiliates 12,567,010 65,890

..35-0145825 ..|..05/01/2002 .. | AMERICAN UNITED LIFE INSURANCE CO .

..13 2572994 ..|..08/15/1983 ..|GENERAL RE LIFE CORP 642,094 |...

..13-2572994 ..|..09/01/1996 ..|GENERAL RE LIFE CORP

.. 13-2572994 ..|..02/01/1997 ..|GENERAL RE LIFE CORP

.. 13-2572994 ..|..05/01/1998 ..|GENERAL RE LIFE CORP

..59-2859797 ..|..03/01/2005 .. |HANNOVER LIFE REASSURANCE CO OF AMERICA

..35-0472300 ..|..04/01/1987 ..|LINCOLN NATIONAL LIFE INSURANCE CO

..35-0472300 ..|..03/01/2000 .. |LINCOLN NATIONAL LIFE INSURANCE CO ... ... 244

..35-0472300 ..|..04/01/2000 .. |LINCOLN NATIONAL LIFE INSURANCE CO ... . 164,318

..35-0472300 ..|..03/01/2001 .. |LINCOLN NATIONAL LIFE INSURANCE CO ...64,925

..58-0828824 ..|..01/01/1983 ..|MUNICH AMERICAN REASSURANCE CO .. . 509,711

..58-0828824 ..|..08/15/1983 .. |MUNICH AMERICAN REASSURANCE CO ......ecoveeeeeeeieieieeeieeeeeeeeeeeseeseeseeneeneeseenees | GRiiiiiiininis Jovninininnnnnnne 0 i 42

..58-0828824 ..|..04/01/1998 ..|MUNICH AMERICAN REASSURANCE CO .. ...33,430

..58-0828824 ..|..05/01/1998 ..|MUNICH AMERICAN REASSURANCE CO .. . 494,214

..58-0828824 ..|..03/01/2000 .. |MUNICH AMERICAN REASSURANCE CO 164,900

..58-0828824 ..|..04/01/2000 .. |MUNICH AMERICAN REASSURANCE CO 194,551

..58-0828824 ..|..07/01/2004 .. |MUNICH AMERICAN REASSURANCE CO .. . 201,237

..58-0828824 ..|..03/01/2005 .. |MUNICH AMERICAN REASSURANCE CO ..

..58-0828824 ..|..07/31/2008 .. |MUNICH AMERICAN REASSURANCE CO ..

..58-0828824 ..|..01/01/2009 .. |MUNICH AMERICAN REASSURANCE CO ..

..58-0828824 ..|..05/09/2022 .. |MUNICH AMERICAN REASSURANCE CO

.. 75-1608507 ..|..03/01/2005 .. | OPTIMUM RE INSURANCE CO ......

..95-1079000 . |..05/01/2002 ..

..63-0483783 ..|..01/02/2021 ..

..43-1235868 ..|..08/15/1983 ..|RGA REINSURANCE CO

..43-1235868 ..|..01/01/1984 ..|RGA REINSURANCE CO ...

..43-1235868 ..|..08/30/1996 ..|RGA REINSURANCE CO ...

..43-1235868 ..|..08/15/1997 ..|RGA REINSURANCE CO ...

..43-1235868 ..|..05/01/1998 ..|RGA REINSURANCE CO ...

..43-1235868 ..|..03/01/2000 ..|RGA REINSURANCE CO ...

..43-1235868 ..|..05/01/2002 .. |RGA REINSURANCE CO ...

..43-1235868 ..|..07/01/2004 ..|RGA REINSURANCE CO ...

..43-1235868 ..|..03/01/2005 ..|RGA REINSURANCE CO

..43-1235868 ..|..07/31/2008 ..|RGA REINSURANCE CO

..43-1235868 ..|..01/01/2009 ..|RGA REINSURANCE CO ....ccoevvvrvereenecenens

.. 75-6020048 ..|..05/01/2002 ..|SCOR GLOBAL LIFE AMERICAS REINSURANCE CO . .648,542 |...

.. 75-6020048 ..|..01/01/2007 ..|SCOR GLOBAL LIFE AMERICAS REINSURANCE CO .... 50,000 |...

..62-1003368 ..|..07/01/1999 ..|SCOR GLOBAL LIFE REINSURANCE CO OF DELAWARE ...

..62-1003368 .. |..03/01/2000 ..|SCOR GLOBAL LIFE REINSURANCE CO OF DELAWARE ...

..62-1003368 ..|..01/01/2009 ..|SCOR GLOBAL LIFE REINSURANCE CO OF DELAWARE .........ccceererererenenienenenienrenienienne | DEuiiiiiiiiiiis Jviiiiinn e

..23-2038295 ..|..08/30/1996 ..|SCOTTISH RE (US) INC ..eevveuveniiicinene 261,703 |...

..23-2038295 ..|..05/01/1998 ..|SCOTTISH RE (US) INC 182,331

..84-0499703 ..|..02/01/1997 ..|SECURITY LIFE OF DENVER INSURANCE CO 143,318

..84-0499703 ..|..05/01/1998 ..|SECURITY LIFE OF DENVER INSURANCE CO ... 148,906 |...

..84-0499703 ..|..03/01/2000 .. |SECURITY LIFE OF DENVER INSURANCE CO ... .225,000 |...

..06-0839705 ..|..06/01/1994 ..|SWISS RE LIFE AND HEALTH AMERICA INC ...oovviueeieieieicieeeieeeeeeeeeeeeeseeneeneenees [MOuiiiiiiiiiin foeiiin e

..06-0839705 ..|..08/01/1994 ..|SWISS RE LIFE AND HEALTH AMERICA INC ... . 4,476,291 |...

..06-0839705 ..|..08/30/1996 ..|SWISS RE LIFE AND HEALTH AMERICA INC ... . 4,391,363 |...

..06-0839705 ..|..08/15/1997 ..|SWISS RE LIFE AND HEALTH AMERICA INC ... 609,146 |...

..06-0839705 ..|..03/01/2000 .. |SWISS RE LIFE AND HEALTH AMERICA INC ...

..06-0839705 ..|..03/01/2001 ..|SWISS RE LIFE AND HEALTH AMERICA INC

..06-0839705 ..|..05/01/2002 .. |SWISS RE LIFE AND HEALTH AMERICA INC

..06-0839705 ..|..04/01/2003 ..|SWISS RE LIFE AND HEALTH AMERICA INC ...

..06-0839705 ..|..03/01/2005 ..|SWISS RE LIFE AND HEALTH AMERICA INC ...

..06-0839705 ..|..01/01/2007 ..|SWISS RE LIFE AND HEALTH AMERICA INC ...

..06-0839705 ..|..01/01/2009 .. |SWISS RE LIFE AND HEALTH AMERICA INC ...

..06-0839705 ..|..06/01/2022 ..|SWISS RE LIFE AND HEALTH AMERICA INC .

..36-6071399 ..|..02/01/1997 ..| TRANSAMERICA FINANCIAL LIFE INSURANCE CO .

..36-6071399 ..|..07/01/1999 ..| TRANSAMERICA FINANCIAL LIFE INSURANCE CO .

..36-6071399 ..|..03/01/2000 .. | TRANSAMERICA FINANCIAL LIFE INSURANCE CO ....

..36-6071399 ..|..04/01/2000 .. | TRANSAMERICA FINANCIAL LIFE INSURANCE CO ....

..36-6071399 ..|..01/01/2007 ..| TRANSAMERICA FINANCIAL LIFE INSURANCE CO .

..36-6071399 ..|..01/01/2009 .. | TRANSAMERICA FINANCIAL LIFE INSURANCE CO .

..41-1760577 ..]..01/01/1993 ..|WILTON REASSURANCE CO ,

0899999. Life and AnnU|ty U.S. Non-Affiliates 25,808,106 6,541,018
1099999. Total Life and Annuity - Non-Affiliates 25,808, 106 6,541,018
1199999. Total Life and Annuity 38,375,116 6,606,908
1499999. Total Accident and Health - U.S. Affiliates 0
1799999. Total Accident and Health - Non-U.S. Affiliates 0
1899999. Total Accident and Health - Affiliates 0

..04-1768571 ..|..09/01/1996 ..|PAUL REVERE LIFE INSURANCE CO .....ccevververeirienienienienienieneniennenenennennenenenennennens [MAuiiiiiiiiins foonnin 0 Lo, 136,884

..04-1768571 ..]..12/01/1998 ..|PAUL REVERE LIFE INSURANCE CO .....ccccorivriiniininninninninninnnninnnninnennneesenseesennresrenres M e 0 i 1,126
1999999. Accident and Health - U.S. Non-Affiliates 138,010
2199999. Total Accident and Health - Non-Affiliates 138,010
2299999. Total Accident and Health 138,010
2399999. Total U.S. (Sum of 0399999, 0899999, 1499999 and 1999999) 38,375,116 6,744,918
2499999. Total Non-U.S. (Sum of 0699999, 0999999, 1799999 and 2099999) 0 0
9999999 Totals - Life, Annuity and Accident and Health 38,375,116 6,744,918
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE S - PART 3 - SECTION 1

Reinsurance Ceded Life Insurance, Annuities, Deposit Funds and Other Liabilities Without Life or Disability Contingencies, and Related Benefits Listed by Reinsuring Company as of December 31, Current Year

1 2 3 4 5 6 7 8 Reserve Credit Taken 11 Outstanding Surplus Relief 14 15
Domi- 9 10 12 13
NAIC ciliary Type of Type of Modified Funds Withheld
Company ID Effective Juris- Reinsurance Business Amount in Force Coinsurance Under
Code Number Date Name of Company diction Ceded Ceded at End of Year Current Year Prior Year Premiums Current Year Prior Year Reserve Coinsurance
... 87726 ..... ...06-0566090 .. [04/01/2001 . |BRIGHTHOUSE LIFE INSURANCE COMPANY 28,439,269 ... 13,460,341
... 87726 .....[...06-0566090 ..|04/01/2001 . [BRIGHTHOUSE LIFE INSURANCE COMPANY .. 179,558,031 |... 128,925,553 |.. 0 0
... 87726 .....[...06-0566090 ..|01/01/2017 . [BRIGHTHOUSE LIFE INSURANCE COMPANY .. .10,051,706 |... 6,936,447 [0 0. .0
... 87726 .....[...06-0566090 ..|01/01/2017 . [BRIGHTHOUSE LIFE INSURANCE COMPANY .. 402,628,638 |... 295,886,363 .70,837,480 |.. 73,917,370
... 87726 ..... ...06-0566090 ..|05/01/2017 . |BRIGHTHOUSE LIFE INSURANCE COMPANY .........ccccoveonicoiicnnnicinncinicinssieenee |DEeviiiiiie oot YRT/ L e Ol Joe....26,082,824 [, 1,180,820 |.....oceeneees 1,082,281 |- 531,344 i 0 )i, 0
0299999. General Account - Authorized U.S. Affiliates - Other 621,858,464 446,290,985 ,733, 70,837,480 73,917,370
0399999. Total General Account - Authorized U.S. Affiliates 26,032,824 621,858,464 446,290,985 7,733,853 70,837,480 73,917,370
0699999. Total General Account - Authorized Non-U.S. Affiliates 0 0 0 0 0 0
0799999. Total General Account - Authorized Affiliates 26,032,824 621,858,464 446,290,985 7,733,853 70,837,480 73,917,370
...35-0145825 ..|11/01/2001 . |AVERICAN UNITED LIFE INSURANCE CO ......ocooviveevivenrecnneinicinicnveceveeeene | N et 007 L | XKKL o ... 28,336 .0 .0
...13-2572094 ..|08/15/1983 . |GENERAL RE LIFE CORP 4,126,311 |... ... 86,789 |... 0 .0
...13-2572094 ..108/15/1983 . |GENERAL RE LIFE CORP .. .2,900,000 |... ...61,521 |... 0 .0
...13-2572094 ..109/01/1996 . |GENERAL RE LIFE CORP 0 .0
...13-2572994 ..109/01/1996 . |GENERAL RE LIFE CORP 0 .0
...13-2572094 ..102/01/1997 . |GENERAL RE LIFE CORP .. 0 .0
...13-2572094 ..102/01/1997 . |GENERAL RE LIFE CORP .. 0 .0
...13-2572094 ..105/01/1998 . | GENERAL RE LIFE CORP .. 0 .0
...13-2572094 ..|05/01/1998 . |GENERAL RE LIFE CORP 0 .0
...59-2859797 ..|03/01/2005 . |HANNOVER LIFE REASSURANCE CO OF . 0 .0
...59-2859797 ..[03/01/2005 . |HANNOVER LIFE REASSURANCE CO OF AVERICA . 0 .0
...59-2859797 ..[01/01/2012 . |HANNOVER LIFE REASSURANCE CO OF AVERICA . 0 .0
...35-0472300 ..|04/01/1987 . |LINCOLN NATIONAL LIFE INSURANCE CO .......ccooveiveeeveneneericnieenieesieeneeene | INeciii Lo b YRTZ L e Ol e 1,727,638 0 .0
...35-0472300 ..|03/01/2000 . |LINCOLN NATIONAL LIFE INSURANCE CO .......ccooeiverinenineeieienieenicenieeneeen | INeiciii et 007 L | XKL e 4,913,900 0 .0
...35-0472300 ..|04/01/2000 . |LINCOLN NATIONAL LIFE INSURANCE CO .. . 0 .0
...35-0472300 ..|03/01/2001 . |LINCOLN NATIONAL LIFE INSURANCE CO .. 0 .0
...35-0472300 ..|03/01/2001 . |LINCOLN NATIONAL LIFE INSURANCE CO .. 0 .0
...13-5581829 ..|01/01/2001 . |METROPOLITAN LIFE INSURANCE COMPANY 99,036,644 |... 0 .0
...58-0828824 ..|01/01/1983 . |MUNICH AVERICAN REASSURANCE CO .... .2,649,604 |... .. 41,790 |... 0 .0
...58-0828824 ..|01/01/1983 . |MUNICH AVERICAN REASSURANCE CO . .2,600,000 |... 43,638 |... 0 .0
...58-0828824 ..|08/15/1983 . |MUNICH AVERICAN REASSURANCE CO . 2o 150,000 [.oeoviiiiiinene 8,628 |... , . . 0 .0
...58-0828824 ..|04/01/1998 . |MUNICH AVERICAN REASSURANCE CO 119,125,589 |....ccvevnnee 1,602,112 [ 1,567,762 0 0 .0
...58-0828824 ..|04/01/1998 . |MUNICH AVERICAN REASSURANCE CO ........cccovveerivenievinciniensiennieevneeennennnne | G oot YRT/ L | b XXKLOL o 317,500 [ooiieiieiins 3,208 | 2,032 0 0 .0
...58-0828824 ..|05/01/1998 . |MUNICH AVERICAN REASSURANCE CO . 366,184,933 |... ..4,036,794 |... ..4,206,201 |.. 0 0 .0
...58-0828824 ..|05/01/1998 . |MUNICH AVERICAN REASSURANCE CO ........cccovveevivenrecnnienniennieenieeeenesesennnne | GAuiiiiiiis e YRT/ L | b XXKLOL o [V N e 0f. 0 0 .0
...58-0828824 ..|03/01/2000 . |MUNICH AVERICAN REASSURANCE CO . 141,919,744 ..3,314,441 .. ..4,290,437 |.. 0 0 .0
...58-0828824 ..|04/01/2000 . |MUNICH AVERICAN REASSURANCE CO . 142,918,631 |... ..2,190,393 |... ..2,164,304 |.. 0 0 .0
...58-0828824 ..|07/01/2004 . |MUNICH AVERICAN REASSURANCE CO ........cccovveerevunreinnienniennieeninesinesenennnne | GAuiiiiiiies oo b YRT L | Ol o, [V N RPN 2. 0 0 .0
...58-0828824 ..|03/01/2005 . |MUNICH AVERICAN REASSURANCE CO . 135,080, 201 ..1,035,414 |... 936,787 0 0 .0
...58-0828824 ..|03/01/2005 . |MUNICH AVERICAN REASSURANCE CO . ..210,756,785 .. 1,095,265 |... 0 0 .0
...58-0828824 ..|01/01/2009 . |MUNICH AVERICAN REASSURANCE CO ........cccovvvereveneviniciricnniceseeesieesnnennnne | GAuiiiiiiis oo YRT/ L | Ol o 25,484,969 0 0 .0
...58-0828824 .. |12/31/2009 . |MUNICH AVERICAN REASSURANCE CO ........cccovveeiveeivenevineineincnsienseneene | GAuviciiies Lo b YRTZ L e Ol e 1,500,000 0 0 .0
...58-0828824 ..|12/31/2009 . |MUNICH AVERICAN REASSURANCE CO . .1,963,233 |... 0 0 .0
...58-0828824 ..|01/01/2012 . |MUNICH AVERICAN REASSURANCE CO ........cccovvvevivenricnniennicnnieeneeesenesesennnne | GAuiiiiiiis oo b YRT L | Ol o, 0[.. 0 0 .0
...58-0828824 ..|05/09/2022 . |MUNICH AVERICAN REASSURANCE CO . .7,539,606 |... 0 0 .0
...75-1608507 .. [03/01/2005 . |OPTIMUM RE INSURANCE CO . 24,362,085 |... . 0 0 .0
...75-1608507 ..[03/01/2005 . |OPTIMUM RE INSURANCE CO . ....50,852,945 |... ..256,493 |... . 0 0 .0
...95-1079000 .. [05/01/2002 . |PACIFIC LIFE INSURANCE CO ... 17,346,939 |... ..1,008,442 |... . (176,085)|. .0 0 .0
...63-0483783 ..|01/02/2021 . |PARTNERRE LIFE REINSURANCE COMPANY OF AMERICA ..2,262,210,449 |... .65,389,584 |... . (2,046,292)|. .0 0 . 38,598,362
...43-1235868 ..|08/15/1983 . |RGA REINSURANCE CO ........cccovveerivuniciiciiniciricivicesieeseeesesnesnsennsennnenes [MOuiiiiiiios oo b YRTZ L e Ol o 8,182,566 0 0
...43-1235868 ..|08/15/1983 . |RGA REINSURANCE CO ........ccovvievivinieiicinicinicisiensieeeisresesnesnsesnsennnenes [MOuiiiiiiis Lo b YRTZ L | b XKKLOL e 2,600,000 0 0
...43-1235868 ..|01/01/1984 . |RGA REINSURANCE CO .. ... 157,801 |... 0 0
...43-1235868 ..|08/30/1996 . |RGA REINSURANCE CO .. 14,330,826 |... 0 0
...43-1235868 ..|08/15/1997 . |RGA REINSURANCE CO .. ... 33,008,284 |... 0 0
...43-1235868 ..|05/01/1998 . |RGA REINSURANCE CO .. 527,430,038 |... 0 0
...43-1235868 ..|05/01/1998 . |RGA REINSURANCE CO ........cccoivuriivrieiriciniciiinecinieinsieeniensnesseeeseeeenenes [MOuiiiiiiiis oot YRT/ L | b XXKLOL o 0[.. .. 0 0
...43-1235868 ..|03/01/2000 . |RGA REINSURANCE CO .......cccovvcviiiiiiiiiiniinncinicinneinnncnsnensnsnennsresnsnees |MOuiviiiiiiis | eveeeens 00/ Lo | e XKKL | 116,500,740 |............... 1,454,387 |, 2,522,028 0 0
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... 93572 ...43-1235868 ..|05/01/2002 . |RGA REINSURANCE CO ........cccovveivinininicinicinciienniensienseeeseeeseseenseens [MOuiiiiiis oot YRT/ L e Ol e 130,668, 559 .0
... 93572 .....[...43-1235868 ..|05/01/2002 . [RGA REINSURANCE CO .. .0
... 93572 .....[...43-1235868 ..|07/01/2004 . [RGA REINSURANCE CO .. .. .0
... 93572 .....[...43-1235868 ..|03/01/2005 . [RGA REINSURANCE CO .. 1 662, 073 1 502 146 |.. .0
... 93572 .....[...43-1235868 ..|03/01/2005 . [RGA REINSURANCE CO .. . ..1,677,155 |... ..1,628,625 |.. .0
... 93572 ...43-1235868 ..[01/01/2009 . |RGA REINSURANCE CO ........cccovvierivereciiciinicinicinicnsieeeereeesneensennsnesnnenes [MOuiiiiiiios oot YRTZ L e Ol o 6,591,058 .0
... 93572 ...43-1235868 .. 12/31/2009 . |RGA REINSURANCE CO ........cccovveeriviriiiiciinicinicinicesieeeienesesesnsesnsnennnnenes [MOuiiiiiiviis Lo b YRTZ L e Ol e 1,500,000 .0
... 93572 .....[...43-1235868 ..|12/31/2009 . [RGA REINSURANCE CO .. 1,472,425 |... .0
... 93572 .....[...43-1235868 ..|01/01/2012 . [RGA REINSURANCE CO .......cccceomivirevircirciiinieineienreinsensnensnenseessneneee [ MOueoiiiiis [t YRT/ D [ Ol e 0. .0
..... 64688 .....|...75-6020048 ..[05/01/2002 . |SCOR GLOBAL LIFE AMERICAS HEINSUHANCE CO .0
..... 64688 .....|...75-6020048 .. [05/01/2002 . | SCOR GLOBAL LIFE AVERICAS REINSURANCE CO ... 0. .0
..... 64688 .....|...75-6020048 ..[01/01/2007 . | SCOR GLOBAL LIFE AVERICAS REINSURANCE CO ... 0 .0
..... 64688 .....|...75-6020048 ..[01/01/2007 . | SCOR GLOBAL LIFE AVERICAS REINSURANCE CO ... ..134,894 |... .0
... 87017 .....|[...62-1003368 ..|07/01/1999 . [SCOR GLOBAL LIFE REINSURANCE CO OF DELAWARE .. ... 27,952 |... .0
... 87017 ...62-1003368 ..[07/01/1999 . |SCOR GLOBAL LIFE REINSURANCE CO OF DELAWARE ..........cccovevvvevevcovvevcnnnes | DEuviiiiiis e b YRT/ L | b XKKLOL e 2 354,671 .0
... 87017 ...62-1003368 ..|03/01/2000 . |SCOR GLOBAL LIFE REINSURANCE CO OF DELAWARE ..........cccovevvveoeveocnevcnnees |DEuiiiiiiis e 07 L | XKL e 5,025,000 .0
... 87017 .....|...62-1003368 ..|01/01/2009 . [SCOR GLOBAL LIFE REINSURANCE CO OF DELAWARE .. .490,807 |... .0
... 97071 .....[...13-3126819 ..|01/01/2012 . [SCOR GLOBAL LIFE USA REINSURANCE CO ....... 0 .0
... 87572 .....|...23-2038295 ..|06/01/1994 . [SCOTTISH RE (US) INC ........ceo.. 0f. .0
... 87572 .....[...23-2038295 ..|05/01/1998 . [SCOTTISH RE (US) INC .. 0f. .0
... 87572 .....[...23-2038295 ..|05/01/1998 . [SCOTTISH RE (US) INC .. 0f. .0
... 87572 .....|...23-2038295 ..|06/01/1998 . [SCOTTISH RE (US) INC .........cc... 0. .0
... 68713 .....[...84-0499703 ..|05/01/1998 . [SECURITY LIFE OF DENVER INSURANCE CO .. , .0
... 68713 ... |. .84-0499703 ..|03/01/2000 . [SECURITY LIFE OF DENVER INSURANCE CO 840 732 525 .0
... 68713 ... .84-0499703 ..|05/01/2002 . |SECURITY LIFE OF DENVER INSURANCE CO .......cccovveivenevenevencinneincinneinns | OO e b YRT/ L | Ol o 567 .0
...06-0839705 ..|08/01/1994 . |SWISS RE LIFE AND HEALTH AMERICA INC .. 2,671,618 .0
...06-0839705 ..|08/30/1996 . |SWISS RE LIFE AND HEALTH AMERICA INC .. . 57,019,229 .0
...06-0839705 ..|08/15/1997 . |SWISS RE LIFE AND HEALTH AMERICA INC .. 38,171,196 .0
...06-0839705 ..|03/01/2000 . |SWISS RE LIFE AND HEALTH AMERICA INC .. 2,734,437 .0
...06-0839705 ..|03/01/2001 . |SWISS RE LIFE AND HEALTH AMERICA INC .. 57,816,353 |... .0
...06-0839705 ..|03/01/2001 . |SWISS RE LIFE AND HEALTH AMERICA INC .....coovevivvevicvnieinicincnnieeveeeeenes [MOuiiiiiis e b YRT/ L | b XXKLO o 0. .0
...06-0839705 ..|05/01/2002 . |SWISS RE LIFE AND HEALTH AMERICA INC .. 1,412,494 .0
...06-0839705 ..|04/01/2003 . |SWISS RE LIFE AND HEALTH AMERICA INC .....ccooevvvcvnicnnicnnieieieeeeecnneens [MOuiiiiiis | et COZ L | XKL e 387,605,046 .0
...06-0839705 ..|03/01/2005 . |SWISS RE LIFE AND HEALTH AMERICA INC .....coovevivvevivinieincinicivicnseeeeees [MOuiiiiiis e b YR L | Ol o 66,303,553 .0
...06-0839705 ..|03/01/2005 . |SWISS RE LIFE AND HEALTH AMERICA INC .. ..102,011,592 |... .0
...06-0839705 ..|01/01/2007 . |SWISS RE LIFE AND HEALTH AMERICA INC .. ... 93,209,806 |... .0
...06-0839705 ..|01/01/2007 . |SWISS RE LIFE AND HEALTH AMERICA INC .. 140,381,285 .0
...06-0839705 ..|01/01/2009 . |SWISS RE LIFE AND HEALTH AMERICA INC .. 1,963,233 |... .0
...06-0839705 ..|01/01/2012 . |SWISS RE LIFE AND HEALTH AMERICA INC .....ccoovevivvevicvniiinienncnnieeveeeeeenes [MOuiiiiiis e b YR/ L | Ol o, 0. .0
...06-0839705 ..|06/01/2022 . |SWISS RE LIFE AND HEALTH AMERICA INC ..... 54,960,369 |... .0
...36-6071399 ..[02/01/1997 . | TRANSAMERICA FINANCIAL LIFE INSURANCE CO ... 18,104,557 |... .0
...36-6071399 ..[07/01/1999 . | TRANSAMERICA FINANCIAL LIFE INSURANCE CO ......cocovvvvevveevvrccrieenieeneene [NVeiiiii Lo b YRT/ L | b XXKLO o 11,195,598 .0
...36-6071399 ..|03/01/2000 . | TRANSAMERICA FINANCIAL LIFE INSURANCE CO ......cocoovvcvveeinineneeeieieeeeeen [NVeiiiii e 0O/ L | XKL e 134,590,023 .0
...36-6071399 ..|04/01/2000 . | TRANSAMERICA FINANCIAL LIFE INSURANCE CO ... ... 43,648,277 |... .0
...36-6071399 ..[01/01/2007 . | TRANSAMERICA FINANCIAL LIFE INSURANCE CO ... ... 38,654,519 |... .0
...36-6071399 ..[01/01/2007 . | TRANSAMERICA FINANCIAL LIFE INSURANCE CO ... ... 84,337,475 |... .0
...36-6071399 ..|01/01/2009 . | TRANSAMERICA FINANCIAL LIFE INSURANCE CO .......ccocoeveveeevccninicicncecnenene |NVeriiiiiiio oot YRT/ L | Ol o, 2,944,851 , ...0
0899999. General Account - Authorized U.S. Non-Affiliates 7,927,747,761 240 016 500 280, 187 267 35 137 110 0 0 0 38,598, 362
1099999. Total General Account - Authorized Non-Affiliates 7,927,747,761 240,016,500 280, 187,267 35,137,110 0 0 0 38,598, 362
1199999. Total General Account Authorized 7,953,780,585 861,874,964 726,478,252 42,870,963 70,837,480 73,917,370 0 38,598, 362
... 16073 ..... |...81-4750360 ..[12/31/2007 . [BRIGHTHOUSE REINSURANCE COMPANY OF DELAWARE ........ooovoveoveoveoreoeseooniee | DEeremeniones [ eerenes COFW/ L] oo XKL [ 1,326,154,028 |.............. 54,628,752 |.............. 58,898,056 [........cccceeneee 663,512 | 0 | (V] A [ 26,840,818
1299999. General Account - Unauthorized U.S. Affiliates - Captive 1,326, 154,028 54,628,752 58,898, 056 663,512 0 0 0 26,840,818
1499999. Total General Account - Unauthorized U.S. Affiliates 1,326, 154,028 54,628,752 58,898,056 663,512 0 0 0 26,840,818
1799999. Total General Account - Unauthorized Non-U.S. Affiliates 0 0 0 0 0 0 0 0
1899999. Total General Account - Unauthorized Affiliates 1,326, 154,028 54,628,752 58,898,056 663,512 0 0 0 26,840,818
2199999. Total General Account - Unauthorized Non-Affiliates 0 0 0 0 0 0 0 0
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE S - PART 3 - SECTION 1

Reinsurance Ceded Life Insurance, Annuities, Deposit Funds and Other Liabilities Without Life or Disability Contingencies, and Related Benefits Listed by Reinsuring Company as of December 31, Current Year

1 2 3 4 5 6 7 8 Reserve Credit Taken 11 Outstanding Surplus Relief 14 15
Domi- 9 10 12 13
NAIC ciliary Type of Type of Modified Funds Withheld
Company ID Effective Juris- Reinsurance Business Amount in Force Coinsurance Under
Code Number Date Name of Company diction Ceded Ceded at End of Year Current Year Prior Year Premiums Current Year Prior Year Reserve Coinsurance

2299999. Total General Account Unauthorized 1,326, 154,028 54,628,752 58,898, 056 663,512 0 0 0 26,840,818
2599999. Total General Account - Certified U.S. Affiliates 0 0 0 0 0 0 0 0
2899999. Total General Account - Certified Non-U.S. Affiliates 0 0 0 0 0 0 0 0
2999999. Total General Account - Certified Affiliates 0 0 0 0 0 0 0 0
3299999. Total General Account - Certified Non-Affiliates 0 0 0 0 0 0 0 0
3399999. Total General Account Certified 0 0 0 0 0 0 0 0
3699999. Total General Account - Reciprocal Jurisdiction U.S. Affiliates 0 0 0 0 0 0 0 0
3999999. Total General Account - Reciprocal Jurisdiction Non-U.S. Affiliates 0 0 0 0 0 0 0 0
4099999. Total General Account - Reciprocal Jurisdiction Affiliates 0 0 0 0 0 0 0 0
4399999. Total General Account - Reciprocal Jurisdiction Non-Affiliates 0 0 0 0 0 0 0 0
4499999. Total General Account Reciprocal Jurisdiction 0 0 0 0 0 0 0 0
4599999. Total General Account Authorized, Unauthorized, Reciprocal Jurisdiction and Certified 9,279,934,613 916,503,716 785,376,308 43,534,475 70,837,480 73,917,370 0 65,439,180
... 87726 ..... [...06-0566090 ..[01/01/2017 . [BRIGHTHOUSE LIFE INSURANCE COMPANY .....oriviieoieovesvessessesmesmesmsmssssenenea: [DE............ [, MCo/1......... [ VA i oo [ [ [ P 217,442 v (O R 0 [ 1,668,814,567 [...oooiiiiiiiins 0
4799999. Separate Accounts - Authorized U.S. Affiliates - Other 0 0 0 2,117,442 0 0 1,668,814,567 0
4899999. Total Separate Accounts - Authorized U.S. Affiliates 0 0 0 2,117,442 0 0 1,668,814,567 0
5199999. Total Separate Accounts - Authorized Non-U.S. Affiliates 0 0 0 0 0 0 0 0
5299999. Total Separate Accounts - Authorized Affiliates 0 0 0 2,117,442 0 0 1,668,814,567 0
5599999. Total Separate Accounts - Authorized Non-Affiliates 0 0 0 0 0 0 0 0
5699999. Total Separate Accounts Authorized 0 0 0 2,117,442 0 0 1,668,814,567 0
5999999. Total Separate Accounts - Unauthorized U.S. Affiliates 0 0 0 0 0 0 0 0
6299999. Total Separate Accounts - Unauthorized Non-U.S. Affiliates 0 0 0 0 0 0 0 0
6399999. Total Separate Accounts - Unauthorized Affiliates 0 0 0 0 0 0 0 0
6699999. Total Separate Accounts - Unauthorized Non-Affiliates 0 0 0 0 0 0 0 0
6799999. Total Separate Accounts Unauthorized 0 0 0 0 0 0 0 0
7099999. Total Separate Accounts - Certified U.S. Affiliates 0 0 0 0 0 0 0 0
7399999. Total Separate Accounts - Certified Non-U.S. Affiliates 0 0 0 0 0 0 0 0
7499999. Total Separate Accounts - Certified Affiliates 0 0 0 0 0 0 0 0
7799999. Total Separate Accounts - Certified Non-Affiliates 0 0 0 0 0 0 0 0
7899999. Total Separate Accounts Certified 0 0 0 0 0 0 0 0
8199999. Total Separate Accounts - Reciprocal Jurisdiction U.S. Affiliates 0 0 0 0 0 0 0 0
8499999. Total Separate Accounts - Reciprocal Jurisdiction Non-U.S. Affiliates 0 0 0 0 0 0 0 0
8599999. Total Separate Accounts - Reciprocal Jurisdiction Affiliates 0 0 0 0 0 0 0 0
8899999. Total Separate Accounts - Reciprocal Jurisdiction Non-Affiliates 0 0 0 0 0 0 0 0
8999999. Total Separate Accounts Reciprocal Jurisdiction 0 0 0 0 0 0 0 0
9099999. Total Separate Accounts Authorized, Unauthorized, Reciprocal Jurisdiction and Certified 0 0 0 2,117,442 0 0 1,668,814 ,567 0

9199999. Total U.S. (Sum of 0399999, 0899999, 1499999, 1999999, 2599999, 3099999, 3699999, 4199999, 4899999, 5399999, 5999999, 6499999,
7099999, 7599999, 8199999 and 8699999) 9,279,934,613 916,503,716 785,376,308 45,651,917 70,837,480 73,917,370 1,668,814,567 65,439, 180

9299999. Total Non-U.S. (Sum of 0699999, 0999999, 1799999, 2099999, 2899999, 3199999, 3999999, 4299999, 5199999, 5499999, 6299999,

6599999, 7399999, 7699999, 8499999 and 8799999) 0 0 0 0 0 0 0 0
9999999 - Totals 9,279,934,613 916,503,716 785,376,308 45,651,917 70,837,480 73,917,370 1,668,814,567 65,439, 180




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE S - PART 3 - SECTION 2

Reinsurance Ceded Accident and Health Insurance Listed by Reinsuring Company as of December 31, Current Year

117

1 2 3 4 5 6 7 8 9 10 Outstanding Surplus Relief 13 14
Domi- Reserve Credit 11 12
NAIC ciliary Type of Type of Unearned Taken Other Modified Funds Withheld
Company ID Effective Juris- [ Reinsurance Business Premiums than for Unearned Coinsurance Under
Code Number Date Name of Company diction Ceded Ceded Premiums (Estimated) Premiums Current Year Prior Year Reserve Coinsurance
0399999. Total General Account - Authorized U.S. Affiliates 0 0 0 0 0
0699999. Total General Account - Authorized Non-U.S. Affiliates 0 0 0 0 0
0799999. Total General Account - Authorized Affiliates 0 0 0 0 0
... 67598 ..... ‘ ..04-1768571 ..| 09/01/1996 .|PAUL REVERE LIFE INSURANCE CO ....ceeveeeeeueeneaneeneneneneneeeeenenmeneeeee [ MA i [ QA D | e LTD e 3,445,478 0 0 0 0
....67598 ....|.. 04-1768571 .. | 12/01/1998 . |PAUL REVERE LIFE INSURANCE CO ...0 0 0 0 0
0899999. General Account - Authorized U.S. Non-Affiliates 3,445,478 220,491 19,323,516 0 0 0 0
1099999. Total General Account - Authorized Non-Affiliates 3,445,478 220,491 19,323,516 0 0 0 0
1199999. Total General Account Authorized 3,445,478 220,491 19,323,516 0 0 0 0
1499999. Total General Account - Unauthorized U.S. Affiliates 0 0 0 0 0 0 0
1799999. Total General Account - Unauthorized Non-U.S. Affiliates 0 0 0 0 0 0 0
1899999. Total General Account - Unauthorized Affiliates 0 0 0 0 0 0 0
2199999. Total General Account - Unauthorized Non-Affiliates 0 0 0 0 0 0 0
2299999. Total General Account Unauthorized 0 0 0 0 0 0 0
2599999. Total General Account - Certified U.S. Affiliates 0 0 0 0 0 0 0
2899999. Total General Account - Certified Non-U.S. Affiliates 0 0 0 0 0 0 0
2999999. Total General Account - Certified Affiliates 0 0 0 0 0 0 0
3299999. Total General Account - Certified Non-Affiliates 0 0 0 0 0 0 0
3399999. Total General Account Certified 0 0 0 0 0 0 0
3699999. Total General Account - Reciprocal Jurisdiction U.S. Affiliates 0 0 0 0 0 0 0
3999999. Total General Account - Reciprocal Jurisdiction Non-U.S. Affiliates 0 0 0 0 0 0 0
4099999. Total General Account - Reciprocal Jurisdiction Affiliates 0 0 0 0 0 0 0
4399999. Total General Account - Reciprocal Jurisdiction Non-Affiliates 0 0 0 0 0 0 0
4499999. Total General Account Reciprocal Jurisdiction 0 0 0 0 0 0 0
4599999. Total General Account Authorized, Unauthorized, Reciprocal Jurisdiction and Certified 3,445 478 220,491 19,323,516 0 0 0 0
4899999. Total Separate Accounts - Authorized U.S. Affiliates 0 0 0 0 0 0 0
5199999. Total Separate Accounts - Authorized Non-U.S. Affiliates 0 0 0 0 0 0 0
5299999. Total Separate Accounts - Authorized Affiliates 0 0 0 0 0 0 0
5599999. Total Separate Accounts - Authorized Non-Affiliates 0 0 0 0 0 0 0
5699999. Total Separate Accounts Authorized 0 0 0 0 0 0 0
5999999. Total Separate Accounts - Unauthorized U.S. Affiliates 0 0 0 0 0 0 0
6299999. Total Separate Accounts - Unauthorized Non-U.S. Affiliates 0 0 0 0 0 0 0
6399999. Total Separate Accounts - Unauthorized Affiliates 0 0 0 0 0 0 0
6699999. Total Separate Accounts - Unauthorized Non-Affiliates 0 0 0 0 0 0 0
6799999. Total Separate Accounts Unauthorized 0 0 0 0 0 0 0
7099999. Total Separate Accounts - Certified U.S. Affiliates 0 0 0 0 0 0 0
7399999. Total Separate Accounts - Certified Non-U.S. Affiliates 0 0 0 0 0 0 0
7499999. Total Separate Accounts - Certified Affiliates 0 0 0 0 0 0 0
7799999. Total Separate Accounts - Certified Non-Affiliates 0 0 0 0 0 0 0
7899999. Total Separate Accounts Certified 0 0 0 0 0 0 0
8199999. Total Separate Accounts - Reciprocal Jurisdiction U.S. Affiliates 0 0 0 0 0 0 0
8499999. Total Separate Accounts - Reciprocal Jurisdiction Non-U.S. Affiliates 0 0 0 0 0 0 0
8599999. Total Separate Accounts - Reciprocal Jurisdiction Affiliates 0 0 0 0 0 0 0
8899999. Total Separate Accounts - Reciprocal Jurisdiction Non-Affiliates 0 0 0 0 0 0 0
8999999. Total Separate Accounts Reciprocal Jurisdiction 0 0 0 0 0 0 0
9099999. Total Separate Accounts Authorized, Unauthorized, Reciprocal Jurisdiction and Certified 0 0 0 0 0 0 0
9199999. Total U.S. (Sum of 0399999, 0899999, 1499999, 1999999, 2599999, 3099999, 3699999, 4199999, 4899999, 5399999, 5999999,
6499999, 7099999, 7599999, 8199999 and 8699999) 3,445,478 220,491 19,323,516 0 0 0 0
9299999. Total Non-U.S. (Sum of 0699999, 0999999, 1799999, 2099999, 2899999, 3199999, 3999999, 4299999, 5199999, 5499999, 6299999,
6599999, 7399999, 7699999, 8499999 and 8799999) 0 0 0 0 0 0 0
9999999 - Totals 3,445,478 220,491 19,323,516 0 0 0 0
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE S - PART 4

Reinsurance Ceded to Unauthorized Companies

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15
Issuing or Funds Sum of Cols.
Paid and Confirming Deposited by 9+11+12+13
NAIC Unpaid Losses Bank and Withheld Miscellaneous +14 but not in
Company ID Effective Reserve Recoverable Total Letters of Reference Trust from Balances Excess of
Code Number Date Name of Reinsurer Credit Taken (Debit) Other Debits (Cols.5+6+7) Credit Number (a) Agreements Reinsurers (Credit) Col. 8
16073 ..... ..81-4750360 .. |12/31/2007 [BRIGHTHOUSE REINSURANCE COMPANY OF DELAWARE ........ceeeeieeieeieaeseninnnananans foeeaneanaas 54,628,752 |............. 1,968,579 |...ooeeennene 62,973 |............ 56,660,304 37,337,486 ....26,840,818 | O 1,909,068 |.... 56,660,304
0199999. General Account - Life and Annuity U.S. Affiliates - Captive 54,628,752 1,968,579 62,973 56,660,304 0 XXX 37,337,486 26,840,818 0 1,909,068 56,660,304
0399999. Total General Account - Life and Annuity U.S. Affiliates 54,628,752 1,968,579 62,973 56,660, 304 0 XXX 37,337,486 26,840,818 0 1,909,068 56,660,304
0699999. Total General Account - Life and Annuity Non-U.S. Affiliates 0 0 0 0 0 XXX 0 0 0 0 0
0799999. Total General Account - Life and Annuity Affiliates 54,628,752 1,968,579 62,973 56,660, 304 0 XXX 37,337,486 26,840,818 0 1,909,068 56,660,304
1099999. Total General Account - Life and Annuity Non-Affiliates 0 0 0 0 0 XXX 0 0 0 0 0
1199999. Total General Account Life and Annuity 54,628,752 1,968,579 62,973 56,660, 304 0 XXX 37,337,486 26,840,818 0 1,909,068 56,660,304
1499999. Total General Account - Accident and Health U.S. Affiliates 0 0 0 0 0 XXX 0 0 0 0 0
1799999. Total General Account - Accident and Health Non-U.S. Affiliates 0 0 0 0 0 XXX 0 0 0 0 0
1899999. Total General Account - Accident and Health Affiliates 0 0 0 0 0 XXX 0 0 0 0 0
2199999. Total General Account - Accident and Health Non-Affiliates 0 0 0 0 0 XXX 0 0 0 0 0
2299999. Total General Account Accident and Health 0 0 0 0 0 XXX 0 0 0 0 0
2399999. Total General Account 54,628,752 1,968,579 62,973 56,660, 304 0 XXX 37,337,486 26,840,818 0 1,909,068 56,660,304
2699999. Total Separate Accounts - U.S. Affiliates 0 0 0 0 0 XXX 0 0 0 0 0
2999999. Total Separate Accounts - Non-U.S. Affiliates 0 0 0 0 0 XXX 0 0 0 0 0
3099999. Total Separate Accounts - Affiliates 0 0 0 0 0 XXX 0 0 0 0 0
3399999. Total Separate Accounts - Non-Affiliates 0 0 0 0 0 XXX 0 0 0 0 0
3499999. Total Separate Accounts 0 0 0 0 0 XXX 0 0 0 0 0
3599999. Total U.S. (Sum of 0399999, 0899999, 1499999, 1999999, 2699999 and 3199999) 54,628,752 1,968,579 62,973 56,660, 304 0 XXX 37,337,486 26,840,818 0 1,909,068 56,660,304
3699999. Total Non-U.S. (Sum of 0699999, 0999999, 1799999, 2099999, 2999999 and 3299999) 0 0 0 0 0 XXX 0 0 0 0 0
9999999 - Totals 54,628,752 1,968,579 62,973 56,660, 304 0 XXX 37,337,486 26,840,818 0 1,909,068 56,660,304
(@) | Issuing or
Confirming | Letters
Bank of
Reference Credit American Bankers Association Letters of
Number Code (ABA) Routing Number Credit Amount
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE S - PART 5

Reinsurance Ceded to Certified Reinsurers as of December 31, Current Year ($000 Omitted)

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 Collateral 23 24 25 26
16 17 18 19 20 21 22 Percent
Credit
Percent | Allowed Liability for
of on Net Reins-
Dollar Collateral| Obli- | Amount of urance
Percent Total Amount of Provided | gation Credit with
Certified Collat- Recover- Net Collateral for Net [Subject to| Allowed for | Certified
Rein- eral Paid and able/ Obligation | Required Issuing or Funds Total Obli- [Collateral Net Reinsurers
surer | Effective |Required Unpaid Reserve Subject for Full Confirming Deposited Collateral | gation |(Col. 23 /| Obligation Due to
NAIC Domi- | Rating | Date of | for Full Losses Credit Miscellan- to Credit Bank by and Provided |Subjectto| Col.8, | Subjectto | Collateral
Com- ciliary (1 Certified | Credit Reserve | Recover- Taken eous Collateral (Col. 14 Multiple Reference Trust Withheld (Col. 16 + |Collateral| notto | Collateral | Deficiency
pany ID Effective Juris- | through [ Reinsurer | (0% - Credit able Other (Col.9+ | Balances | (Col. 12 - Times Beneficiary | Letters Number Agree- from 17 +19+ |(Col. 22 /| Exceed | (Col. 14 x | (Col. 14 -
Code | Number Date Name of Reinsurer diction 6) Rating 100%) Taken (Debit) Debits 10 + 11) (Credit) 13) Col. 8) Trust of Credit (a) ments Reinsurers Other 20+21) | Col. 14) | 100%) Col. 24) Col. 25)

9999999 - Totals

(a) Issuing or
Confirming Letters
Bank of
Reference Credit American Bankers Association Letters of

Number Code (ABA) Routing Number Issuing or Credit Amount




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE S - PART 6

Five Year Exhibit of Reinsurance Ceded Business

($000 Omitted)
2

1 3 4 5
2023 2022 2021 2020 2019
A. OPERATIONS ITEMS
1. Premiums and annuity considerations for life and
accident and health CoNtracts ..........cccevevevcecueeeven.forereeeceinnn 49,097 |oviiiriricns 49,127 | 66,562 |.....coovirererinnnn 41,952 oo 36,711
2. Commissions and reinsurance expense allowances |..........c...cc.e..... 12,726 |.ooceeeieine 11,893 [ 55,442 | 12,164 | 12,817
3. CoNtract Claims ......ccooveiieieieieieceeeeeeeee e e 108,104 ..o 116,473 [ 119,743 [ 73,362 .o 68,068
4. Surrender benefits and withdrawals for life contracts|.................c..... 271,983 [ 272,004 | 514,018 [ 344,012 [ 447,721
5. Dividends to policyholders and refunds to members |...........c.coveererrnnnne [V N [V N [V T (1 OO 0
6. Reserve adjustments on reinsurance ceded ............Jooiiciinnne (301,162)|......cecvererrnnee (316,514) ..o (580, 714) v (397,691) v (507,144)
7. Increase in aggregate reserve for life and accident
and health CONracts ............ccccueucieiieeeeeeceeee e 142,969 |....ooovviriee 105,137 [ovevirrccicnnne (78,842) ...ccvviicicrnne (38,825) [ (113,647)
B. BALANCE SHEET ITEMS
8. Premiums and annuity considerations for life and
accident and health contracts deferred and
UNCOMNECIEA ...t 11,448 | 10,183 [ 8,048 | 5,282 | i (8,214)
9. Aggregate reserves for life and accident and health
COMTACES ...ttt e 836,912 | 693,943 | 588,806 |....ccvrvrerennee 667,648 |.....ccoooveeeanne 706,473
10. Liability for deposit-type CONtracts ...............ocoeveveeeefeonrniccciencne 99,136 |ooeeerrrecee 113,075 [ 119,065 |...cocvevieinne 123,288 |...cocvcvieine 128,697
11.  Contract claims UNPaid .............ccceeveveveverererereeeeeeee e 6,745 |.oooeeeeeeee T4 | 11,676 oo 7,790 | 3,563
12.  Amounts recoverable on reinSurance ...........ccccceeefeeveveveeeeeveeenenns 38,375 oo 62,169 | 44 553 .o 33,040 [, 57,597
13.  Experience rating refunds due or unpaid ..................feeceovrrcciinncncns 1,470 | 994 | 1,425 | P 913
14. Policyholders’ dividends and refunds to members
(not included in Line 10) ....c.ovveeueinirereceecineesesee e (U R (U R (O R (O O 0
15.  Commissions and reinsurance expense allowances
UE oottt e e 2,318 | 1,445 | 2,642 | 2,639 | 2,703
16.  Unauthorized reinsurance offSet .............cccoeovevevevevenc e (O O [0 [0 [0 0
17.  Offset for reinsurance with Certified Reinsurers .......[....c.cocoreeevinnnnnne. (O R [0 [0 [0 0
C. UNAUTHORIZED REINSURANCE (DEPOSITS
BY AND FUNDS WITHHELD FROM)
18. Funds deposited by and withheld from (F) ...............feocovricricinonnnne 26,841 [ 28,891 [ 31,052 | 73,203 [ 78,263
19, Letters of Credit (L) ..oovoveveveeeeeecececieeeeeeeeeeeeeee e e (O R (O R [0 [0 0
20.  Trust agreements (T) ....cccoceveveveverereeeeeeceeieeeseieseaeans e 37,337 | 35,151 | 43,542 |...ooovv 89,308 |...ooooveveern 89,860
ST 11 o (o) WSSOSO OOTH NSO (N (N (VN (VN 0
D. REINSURANCE WITH CERTIFIED
REINSURERS (DEPOSITS BY AND FUNDS
WITHHELD FROM)
22.  Multiple Beneficiary Trust ........ccccovevverrreeeenenenene e [V N [V N [V T (1 OO 0
23.  Funds deposited by and withheld from (F) ..........ccc.. e [V N [V N [V T (1 OO 0
24, Letters of Credit (L) .o [V N [V N [V T (1 OO 0
25, Trust agreements (T) ...cooeoveeevereeeeeeieieieieeeeeees e [V N [V N [V T (1 OO 0
26. Other (O) 0 0 0 0 0

48




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE S - PART 7

Restatement of Balance Sheet to Identify Net Credit for Ceded Reinsurance

As Re1ported Restatzement Res?ated
(net of ceded) Adjustments (gross of ceded)
ASSETS (Page 2, Col. 3)

1. Cash and invested asSets (LINE 12) .......c.cvcueueieiiiiieeieieiiecieie ettt e nenaenes 1,396,909,873 |.....ovoieiiee (V1N I 1,396,909,873

2. REINSUFANGCE (LINE 16) ....vvuiiiieieitetiiiieectetete ettt ettt sttt s ss et bbb sn s s b sn e s bbb s s es e eenees 41,921,665 |................ (41,921,665) ..o 0

3. Premiums and considerations (LINE 15) ..........ccccccuiueueuiiiiieiuereiiisesseiesessssssssssese s sssssesessssssssssesesesns fresesesensnnenens 7,855,791 | 2,141,701 | 9,997,492

4. Net credit for CEded MBINSUINANCE ........c..c.uiuiuiiiiiieieeieise ettt nsenna D 0.0 R N 895,757,627 |......cccccenee 895,757,627

5. All other admitted asSets (DAIANCE) ............c.ccurvieeeeeeeereereeeeeeeeee e eeeeese oo sseese s s e 41,853,841 0 41,853,841

6. Total assets excluding Separate ACCOUNtS (LINE 26) ........cccovvvevevereeeeceeiiieieeeeeeee e e 1,488,541,170 |..ccoveeee. 855,977,663 |............ 2,344 518,833

7. Separate ACCOUNt @SSELS (LINE 27) ....cucvevveeeeececeeeeeeeeeeceete e esenssaeaetesesesssssaetesesessssaesesesensssaesesasannenes 6,581,322,915 0 6,581,322,915

8. Total assets (Line 28) 8,069,864,085 855,977,663 8,925,841,748

LIABILITIES, CAPITAL AND SURPLUS (Page 3)

9. Contract reserves (LINES 1 @Na 2) ........ccueuiiieiiiceiieieeeeceee ettt s s es s esssss s s s s e eseeees 1,031,861,688 |................ 836,911,692 |........... 1,868,773,380
10. Liability for deposit-type CONracts (LINE 3) .......c.c.cviveueueuerieiieeeieeeietetesesee et essse s st s s e eeeneneeeaes 10,040,360 |.......cccenv.e. 99,136,032 |..coenvneee 109,176,392
11, ClaIM FESEIVES (LINE 4) ....oviveeiiiieieiceeteeeeee ettt ettt s s ettt ae s s s s s st et e seseseseanssessseseseseso|oeeeeeneneeeaes 30,897,379 | 6,744,919 | 37,642,298
12.  Policyholder dividends/member refunds/reserves (Lines 5 through 7) ..........ccccceeeeeveveverececeeeeeeee e 2,255,733 [ (V1 2,255,733
13.  Premium & annuity considerations received in advance (LiNE 8) ...........cccccoeeeeeveveveueeeeeeeee e e 230,381 |.oeeeceeeeee 54,036 |.cooveeeeeienes 284,417
14.  Other contract laDIlIIES (LINE 9) .......c.cvevivieieieiieieietetetceee ettt eses s es s s sean s s s esesas [eeeeeneneeeaes 24,902,576 |.....occoc.e.... (21,463,778) .. 3,438,798
15. Reinsurance in unauthorized companies (Line 24.02 minus inset amMount) ................c.oeveveueeeeeeeevene [ [0 [0 0
16. Funds held under reinsurance treaties with unauthorized reinsurers (Line 24.03 minus inset

BIMOUNLY .ottt ettt s et s s s s s s e s s se s e s et s s s e s et et es s e sesesesssssnsesesesessssnsnsea|eecsceeeennicaas 26,840,818 |.....cccoeee (26,840,818) ..o 0
17. Reinsurance with Certified Reinsurers (Line 24.02 iNSEt @MOUN) ..........c.cccveeiierereieececceeeeeee e e [0 [0 0
18.  Funds held under reinsurance treaties with Certified Reinsurers (Line 24.03 inset @amount) ..............|ooeceecoccurriniicicccnenns 0 [ [0 0
19.  All other lIabiliieS (DAIANCE) .........cccueueveieeeeeecee et eeeeecae et eeecee et esesasa et ee s e st s s enssaeaesesenenssanaena 220,910,996 (38,564,420) 182,346,576
20. Total liabilities excluding Separate ACCOUNES (LINE 26) .....c.cvvvueureereiireeieieseieeeeeeiesesssssesesessssses e 1,347,939,931 |............... 855,977,663 |............ 2,203,917,594
21.  Separate ACCOUNt ADIlIIES (LINE 27) .........c.eueveeeeeeeeeeeeeeeeeeeeeeseseee s eeseesaess e ess s s eses s 6,581,322,915 0 6,581,322,915
22, Total li@bilIHES (LINE 28) ......rereeeereereereireeeeeeseeseeseessesesessessesssesessessesssssesssssssassessessessessssnesssssnssnssssssoeessnssncns 7,929,262,846 |................ 855,977,663 |............ 8,785,240,509
23.  Capital & SUMPIUS (LINE 38) .......oeeeceeeeeeeeeceeeeee et s et e s s s s s sasasaesenenssanasannnas 140,601,239 XXX 140,601,239
24. Total liabilities, capital & surplus (Line 39) 8,069,864,085 855,977,663 8,925,841,748

NET CREDIT FOR CEDED REINSURANCE

25, CONTACE FESEIVES .....vuvuierercerieseeseeeeseeseeseesssessesseeseeseeseeseesesesaesses st st st esseesesseeessesesassnssassassassessessessefooneeesensenan 836,911,692
26, ClaM MESEIVES .....oueuiiaiiieciecieecie sttt bttt 6,744,919
27.  Policyholder diVIdENAS/TESEIVES .........couiiiuiiiiiiiieieeie ettt ettt e st e sneesneesneesneesesne s s et 0
28. Premium & annuity considerations received in @dVANCE .................ccueueuiieeeeeieieiereseeeees e oo 54,036
29.  Liability for depOSIt-tyP@ COMTACLS ..........c.cueveveeececeeeeeeeiececeeeete e seecaeeeee e s sesasaeee s s ssasseaesesessasassesesesnafoesesesassesneeen 99,136,032
30.  Other CONraCt HADIES ..........vurereereereeeiceciee it seenee o (21,463,778)
31, REINSUIANCE CEABT @SSELS ......vuueueeeereaeeseeseesceeeeieseeeseeseesees e e s se st es s ess s essessessssseensssssssnnesfoesesiscisnienan 41,921,665
32. Other ceded reinsurance recoverables ..o 0
33.  Total ceded reiNSUranCce rECOVETADIES ............ciuruiueureereereereereeseseeseeseeee e ssssesssssssessessessesseeneene] 963,304,566
34.  Premiums and CONSIAEIALIONS ..........owieeeeeeeeeeee e e ee e eee e eee e ee e e e 2,141,701
35. Reinsurance in unauthorized COMPANIES ..........coiiiiiiiiiiiiiiiie e e 0
36. Funds held under reinsurance treaties with unauthorized reiNSUIETS ..............ccoeuieurieinieunieeeseeenae [ 26,840,818
37. Reinsurance with Certified REINSUIETS ............cocooiiiiiiiiccccc e e 0
38. Funds held under reinsurance treaties with Certified Reinsurers ..............cccocooooiiiincincnc fo 0
39. Other ceded reinsurance PayableS/OffSELS ...........c.oovrerueueuereeceeeeteeeeeeeecae e seees e sesesenssaeseeeseneneees 38,564,420
40. Total ceded reinsurance Payable/OffSELS ............ococeveveceeueieieeeececeeeeeeeeeeeae e ee st senenasae e senenenaees 67,546,939
41. Total net credit for ceded reinsurance 895,757,627
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
SCHEDULE T - PREMIUMS AND ANNUITY CONSIDERATIONS ®

Allocated by States and Territories

Direct Business Only

1 Life Contracts 4 5 6 7
2 3
Accident and Health
Insurance Premiums, Total
Active Including Policy, Columns
Status Life Insurance Annuity Membership Other 2 through 5 Deposit-Type
States, Etc. (a) Premiums Considerations and Other Fees Considerations (b) Contracts
1. AIBDAMA ... AL | (N 1,830,650 [..orrrvvoeoe.... 14,000 [...vvvooerrennnnn. 140,426 [.oovvvvvvveccccerersns O o 1,985,166 [..ovvvooorrrrrrrennnnnn 0
2. Alaska ......ccooeiiiiiii s AK 070 | O o 4,051
3. ANZONA oo AZ | .. X X .17, | 50,636 |..
4. Arkansas .. - AR | . ... 183, . .10,501 |..
5. California .. ... CA | . , , , i 35,623 |..
[T 071 o] ¢=To [o T co | .
7. CONNECHCUL ....eeeeiieeeeiiiiee e CcT
8. Delaware ............. .. DE
9. District of Columbia . ... DC
10, Florida ....cooooiiiiiiiiii

11.  Georgia
12.  Hawaii ..
13. Idaho ....

14, HlNOIS ..o
15, Indiana ...
16. lowa .....

17. Kansas .
18. Kentucky ..
19. Louisiana ..

21. Maryland ...... ... MD
22. Massachusetts . - MA
23. Michigan ... .
24. Minnesota . - MN
25. Mississippi ... MS
26. Missouri ... ... MO
27. Montana ...
28. Nebraska ..

29. Nevada ........

30. New Hampshire
31, New Jersey .......ccccoiiiiiiiiiiiiiiiiee s
32, New MexXiCO .......cccuiiiiiiiiiiiiie s
33. New York .....

34. North Carolina ..

35.  NorthDakota .........cccceeiiiiiiiiiiiiie e
36, ORIO coeeeeeieeeee s
37. Oklahoma .

38. Oregon .........

39. Pennsylvania ............ccccccoiiiiiiiis
40. Rhode Island ...........coccoiiiiiiiiiii e

41.  South Carolina .
42.  South Dakota ...

43, TeNNESSEE .......occuvviieiiiiiiiie e
A4, TEXAS ..eeeeeeeiiiiiiiiie e
45.  Utah .....

47. Virginia .....

48. Washington ..
49. West Virginia
50. Wisconsin ....

51.  Wyoming .........
52. American Samoa . .
53. Guam .............. .. GU
54. Puerto Rico ...... ... PR
55. U.S. Virgin Islands ...... VI
56. Northern Mariana Islands e MP
57. Canada ......cccccceeeeieeeennn .... CAN
58. Aggregate Other Alien . oT
59.  SUBOal ...eoiniiiiiieeee s
90.
91.
additions and annuities...............cccoci
92. Dividends or refunds applied to shorten endowment|
or premium paying period............cccccceuveeeeeiiinnnns
93.  Premium or annuity considerations waived under
disability or other contract provisions....................
94.  Aggregate or other amounts not allocable by State. |
95.  Totals (Direct BUSINESS)........cocovvirriiiiiieiiiieiieeee
96. Plus reinsurance assumed...
97  Totals (All Business)........ . 123,385,791 . 131,142,060 |..
98. Less reinsurance ceded 33,030,835 11,016,768 ,492, 47,539,698
99. Totals (All Business) less Reinsurance Ceded XXX 90,354,956 (7,176,492)(c) 423,898 0 83,602,362

DETAILS OF WRITE-INS

XXX
e XXX
XXX
58998. Summary of remaining write-ins for Line 58 from
overflow page XXX
58999. Totals (Lines 58001 through 58003 plus
58998)(Line 58 above) XXX
9401. XXX
9402. e XXX
9403 e XXX
9498. Summary of remaining write-ins for Line 94 from
OVErfloW PAGE ......ccviveiriiiieiceece e XXX oo [ R [V T [V AT (O [V A, 0
9499. Totals (Lines 9401 through 9403 plus 9498)(Line
94 above) XXX 0 0 0 0 0 0
(a) Active Status Counts:
1. L - Licensed or Chartered - Licensed insurance carrier or domiciled RRG...............cccceevven ... 51 4.Q- Qualified - Qualified or accredited reinsurer.............ccccoccveiviiiiiiiniies il 0
2. R - Registered - Non-domiciled RRGS...........ccoiiiiiiiiiiiiiiieeeee e eeee ., 0 5. N - None of the above - Not allowed to write business in the state............. ....... 6
3. E - Eligible - Reporting entities eligible or approved to write surplus lines in the state......... ....... 0
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

(b) Explanation of basis of allocation by states, etc., of premiums and annuity considerations

Premiums for Individual Life and Health Policies are distributed according to the address to which the premium notices are sent (if applicable). Considerations for Individual Fixed
and Variable Benefit Annuities are distributed according to the state in which the annuitant or owner resides or the address designated as the one to which business
communications should be sent (if applicable). For Group Life and Health policies covering less than 500 lives, the premiums received are generally allocated to the state in
which the employees are principally located or in which the principal office of the group policyholder is located; for such policies covering 500 or more lives, the premiums or
considerations are considerations are generally allocated to the state in which the owner of the certificate resides (if applicable). For Group Annuity contracts that are allocable,
considerations are assigned to the principal place of business of the contract sponsor (if applicable). Deposit-type funds for group contracts are allocated to the principal place of
business of the plan sponsor, typically the employer that has established a pension or profit sharing plan for the benefit of its employees (if applicable).

(c) Column 4 should balance with Exhibit 1, Lines 6.4, 10.4 and 16.4, Col. 6, or with Schedule H, Part 1, Line 1, indicate which: Exhibit 1, Lines 6.4, 10.4, and 16.4, Col. 6
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE T - PART 2
INTERSTATE COMPACT - EXHIBIT OF PREMIUMS WRITTEN

Allocated by States and Territories

Direct Business Only

1 2 3 4 5 6
Disability Long-Term
Life Annuities Income Care
(Group and (Group and (Group and (Group and Deposit-Type
States, Etc. Individual) Individual) Individual) Individual) Contracts Totals

1. AlADaMA ... AL o 1,830,650 |..cevveinnee 14,090 |....c.cceeee. 140,426 ..o O o 0 s 1,985,166

2. AIBSKE ..o AK e 29,070 | [V 4,051 [ O i 0 [ 33,121

3. AFIZONA .o AZ | 1,987,850 |..ooecvienne. 17,792 | 50,636 ..o O [ 0 s 2,056,278

4. ATKANSAS ...ttt AR | 183,186 ..o [0 10,507 v O e 0 e 193,687

5. California .....c.oveeieeiieeeee e CA | 8,396,024 |............... 495,251 | 35,623 | O [ 0 8,926,898

6. COlOrado .....o.cvveceeeeerereeeeseerseereseeneseeresenesneninenens. GO o, 3,308,258 |......c....... 81,716 | .o 79,887 | oo O [ 0 [ 3,469,861

7. CONNECHCUL ... CT | 2,611,900 |...oocvienne. 26,600 |..ooveernne 124,422 | 0 i 0 2,762,922

8. DEIAWArE ... DE | 1,301,790 | 22,000 oo 43,669 |..ooovreereieeee O [ 0 [ 1,367,459

9. District of COIUMDIA .....cvoevviieieiercececeeeee e DC |ooeevrereenn 203,732 |eeeeerirccierin [V 18,381 [ 0 o 0 e 222,113
10, FIOMOA v FL o 9,125,431 |.............. 239,215 | 98,514 [ 0 [ 0 [ 9,463,160
11.  Georgia ... .. ..2,299,813 |. ..29,192 |.. .. ..2,427,807
12, HaWai oo HE i 793,280 f.cooveevriennee 9,825 [.ioieiieen82,520 [ O [ 0 835,625
13, 1d@N0 e 10 OO 295,279 oo 0 fooereenieenend, 782 [ 0 i 0 299,061
14, TINOIS vttt L [ 4,761,284 | 394,191 68,831 [ O [ O [ 5,224,306
15, INAIANE «..ocvocececeeeeeeeeee s IN o 996,418 ..o 12,436 [ 7,239 [ 0 o 0 1,016,093
16, TOWE c.voieeieiieiee ettt A | 1,280,604 |......cce0eeeee 2,300 | 27,204 oo 0 e 0 s 1,310,108
17, KANSAS .o KS | 2,394,359 [ 5,680 [ 83,776 [ O i 0 2,443,815
18, KENLUCKY ..o [LQ N O 324,306 |..cooovveeeeee 2,000 | 26,420 e 0 e 0 o 352,726
19.  LOUISIANG w..ooveeeceeeveeceeeee e LA | 1,020,402 | 9,100 |oiieennn24,599 i 0 e 0 Lo 1,054,101
20, MAINE ..ottt ME |ioiciccnne 645,786 |......coe0eeer. 10,439 | 56,317 | 0 i 0 e 712,542
21, Maryland .......oo.ovoveeieeeeeeeeeeee e MD |ooooene 1,917,621 | 15,300 v 97,875 | 0 i 0 o 2,030,796
22. Massachusetts ... . MA |. ..9,050,746 |.. ....10,298,490
23, MICHIGAN ...e.ooceecece e Ml o 2,688,980 |.............. 101,250 |...ooiriirien 33,806 | O o 0 o 2,824,036
24, MINNESOLA ..o MN [ 4,466,418 |...cocoren22,125 | 96,798 [ O [ 0 [ 4,585,341
25, MISSISSIPPI «.voveveeececeeeeeeeeeeceaeeeee e MS | 754,080 |.....oooe0eee50,595 [ooiiiiii28,210 | 0 i 0 e 832,885
26, MISSOU ..ottt MO [ 1,655,497 |oeeiee 17,700 82,288 | 0 e 0 e 1,715,485
27, MONLANG ..o MT i 170,868 |.........c.c0een26,569 [oooiiiviinnn3, 318 [ O [ 0 e 200,755
28, NEDIaSKa .....cvuveiviniiiierieisieiseeee et NE [ 1,091,800 |..ocooveveeea 1,800 | 28,711 o 0 e 0 e 1,117,311
29, NEVAAA c.eeeeecececeeeeeeeeeeeeee e NV e 370,212 [ 9,254 | 3,546 | O i 0 e 383,012
30. New Hampshire ........ccccoeeeeeeveveeeeeeeeeeeseeeeenens NH | 1,026,016 , T35 [ 0 e 0 e 1,145,265
31, NEW JEISBY ..o NJ o 6,753,153 |.....cc.... 558,919 |...ccvvnnee. 271,531 [ 0 [ 0 s 7,583,603
32, NEeW MEXICO vvovveeeeeeeeeceeeeeeeeeeeieseesesieeieseesiesesinienees. NM e 751,202 |.ooveveieeeeen 1,800 | 8,482 e O e 0 e 761,434
33. New York .... e 11,501,446 .. o 12,315,257
34.  North Caroling ..........c.cccceeveeveeeneeiesssnenerenisiniie. NC v 1,861,345 | 72,480 | 118,063 i 0 o 0 o 2,051,888
35.  North Dakota ........ccccocuevevevecceceeeeeeececeeeeneneneeeeiees. ND e 35,673 | O i 0 i 0 i 0 o 35,673
36.  ONIO cvovceceeeeeeeecceeeeeeereessesnenenesnnsnenenennnnnee. OH i 4,819,898 |.............. 176,413 |............... 105,467 |.oooovriiiiciiee O o 0 o 5,101,778
37. OKIAOMA ...eeevcceeeeeeeeeeeeeeeeeeeeeeneenees. O ot 852,119 | 3,950 [ 2,227 e 0 o 0 o 858,296
38. .. 617,198 |.. .. 671,057
39.  Pennsylvania ..........ccoceceueveeeeeeceeeeeeeeeeeeneneneneen. PA i 8,989,634 1620 [ 312,606 [ 0 i 0 e 9,392,860
40. Rhode IS1and .........cccoovveeeeeeeeeeeeeeeereeereeerencenenes. RE o 762,643 |..occovnnen 30,599 | 19,616 | O e O e 812,858
41.  South Caroling ..........cccceeeveveeeeceeeeeeereceeeenenenins. SC v 1,417,265 |...oocoeee. 30,777 oo 83,297 o 0 i 0 o 1,511,339
42, South DaKOota ........c.ovevveeeeeeeeeeeeeeeeeeeeeeeseeenerenes. SD oo 79,491 | 4,500 oo 1,082 [ 0 i 0 85,073
43. TENNESSEE .....oevevereeeeerecrerereneneereenenensneeensneneeees. TN [ 2,083,182 |.overiine. 81,350 |ooirernen 58,685 [ O [ 0 s 2,223,217
44, TEXAS coovoveeeeeeeeeeeeeeeeeeeeeerenenseenenenennneneneneninens TX [rnenenes 6,716,947 |............ (295,515) . v 185,313 [ 0 i 0 6,606,745
45, Utah .. UT e 669,923 |....ccooevvicinne 800 | 16,063 oo 0 o 0 o 686,786
46, VEIMONt ..o AV B R 643,269 |.....ccvvennee. 1,200 |ovieereennn 15,004 e 0 e 0 659,533
A7, VIFGINIA oo VA [ 1,662,664 |......oeceveee. 9,825 .o 267,425 [ O [ 0 [ 1,929,914
48. Washington .........cccecoeeeruereiniiiieciereeeeeeeesie s WA | 1,000,930 |.ooveeeirenee 1,200 | 28,879 i 0 e 0 e 1,027,009
49. West Virginia
50.  WIiSCONSIN ...
51, WYOMING .o
52.  AMEriCan SAMOA ........c.couruiueiiieieieeeieeeieeseieieieeas AS o [V O, [V O, 0 [ O i 0 [ 0
53, GUAM ..o
54. Puerto RiCO ........ccccooviiiiiiiii
55. U.S. Virgin Islands .
56. Northern Mariana ISIands ..........ccccocoeecerreniccennne MP [ [V O, [V O, 0 oo O e O e 0
57. CaANAAA ...cvveeeeece e [07:1\V] SN [V S (U S 1,909 | 0 i 0 1,909
58. Aggregate Other AlIeN ...........ccccevevevveeerereirieennnns (0} [ [V O, [V O, 0 oo O e 0 0
59. Total 120,704,643 3,840,276 3,771,477 128,316,396
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SCHEDULE Y - INFORMATION CONCERNING ACTIVITIES OF INSURER MEMBERS OF A HOLDING COMPANY GROUP

PART 1 - ORGANIZATIONAL CHART

Brighthouse Financial, Inc.
(DE)
81-3846992

Brighthouse Holdings,
LLC (DE)

Brighthouse Life Insurance

New England Life

Brighthouse

) Brighthouse
Company (DE) Insurance Company (MA) Investment Advisers, Ty
06-0566090 04-2708937 LLC (DE) Sec‘:rét'gzé;;;(DE)
91626 04-3240897 )

87726

Brighthouse Life Insurance
Company of NY (NY)
13-3690700
60992

Brighthouse Reinsurance
Company of Delaware (DE)
81-4750360
16073

BLICNY Property

Ventures, LLC (DE)
88-2890382

LEGEND:
Square edges: Corporation
Round edges: Limited Liability Company

Brighthouse Assignment
Company (CT)
46-3156033

Brighthouse

01-0893117

Euro TL Investments
LLC (DE)

Euro Tl Investments
LLC (DE)

ML 1065 Hotel, LLC
(DE)

47-4161401

Connecticut
) TIC European Real
Properties Ventures,
LLC (DE) Estate LP, LLC (DE)

TLA Holdings Il LLC
(DE)

27-0227067

BLIC Property
Ventures, LLC

(DE)
88-1417697

Brighthouse Services,

LLC (DE)
81-3094008

Brighthouse
Renewables Holding,
LLC (DE)
27-2141386

Greater Sandhill I,

Daniel/Brighthouse
Midtown Atlanta
Master Limited ——
Liability Company
(DE) 26-0224429

LLC (DE)
47-4161401

1075 Peachtree LLC

TLA Holdings LLC
(DE)

74-3261395

(DE)
26-0301826

The Prospect
Company, LLC (DE)
51-0099394
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SCHEDULE Y

PART 1A - DETAIL OF INSURANCE HOLDING COMPANY SYSTEM

1 2 3 4 13 14 15 16
Type If
of Control Control
(Ownership, is Is an
Name of Securities Relation- Board, Owner- SCA
Exchange Domi- ship Management, ship Filing
NAIC if Publicly Traded Names of ciliary to Attorney-in-Fact, Provide Re-
Group Company ID Federal (U.S.or Parent, Subsidiaries Loca- | Reporting Directly Controlled by Influence, Percen- Ultimate Controlling quired?
Code Group Name Code Number RSSD CIK International) Or Affiliates tion Entity (Name of Entity/Person) Other) tage Entity(ies)/Person(s) (Yes/No) *
. 4932 ...|Brighthouse Holding Group ............... |..... 87726 ....|06-0566090 .. | 1546103 ..... | .eervrrrrrrrnnns .. |Brighthouse Life Insurance Company ............ e Brighthouse Holdings, LLC ... . [Ownership.. .100.000 ...|Brighthouse Financial, Inc. ............. vl N0 e
. 4932 ...|Brighthouse Holding Group ............... |.ccee 00000 ....| 13-2862391 .. Brighthouse Securities, LLC ..........euvueennnnee Brighthouse Holdings, LLC ... . [Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..... 91626 ....|04-2708937 .. New England Life Insurance Company ............ Brighthouse Holdings, LLC ... . [Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |.ccee 00000 ....|04-3240897 .. Brighthouse Investment Advisers, LLC .......... . Brighthouse Holdings, LLC ... . [Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....|81-3094008 .. Brighthouse Services, LLC . Brighthouse Holdings, LLC . [Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |.cce 00000 ....|47-4161401 .. ML 1065 Hotel, LLC . |Brighthouse Life Insurance Company . | Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....|27-2141386 .. Brighthouse Renewables Holding, LLC . Brighthouse Life Insurance Company ......... Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..c. 00000 ....| weeereeeennnnns Greater Sandhill |, LLC .....evvveeeeiiiiiiiiiinee Brighthouse Renewables Holding, LLC ........ Ownership .100.000 ...|Brighthouse Financial,
Brighthouse Connecticut Properties Ventures,
. 4932 ...|Brighthouse Holding Group ............... |.cce 00000 ....|01-0893117 .. LLC ettt LDE] e NIA....... Brighthouse Life Insurance Company ......... Ownership .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....| werrrrrnnnnnnns Euro Tl Investments LLC LDE] NIA....... Brighthouse Life Insurance Company ......... Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..c. 00000 ....|46-3156033 .. Brighthouse Assignment Company ... e | CTe ] e NIA....... Brighthouse Life Insurance Company ......... Ownership.. .100.000 ...|Brighthouse Financial,
Daniel/Brighthouse Midtown Atlanta Master
. 4932 ...|Brighthouse Holding Group ............... |.cce 00000 ....|26-0224429 .. Limited Liability Company .........ccccceeeunnnee LDE] e NIA....... Brighthouse Life Insurance Company ......... Ownership .100.000 ...|Brighthouse Financial,
Daniel/Brighthouse Midtown Limited
. 4932 ...|Brighthouse Holding Group ............... |.ccee 00000 ....|26-0301826 .. 1075 Peachtree LLC ..oooeeeeeeeeeeieiiiieieeeeees . Liability Company ........coeveeieeeiiiiiiiinenns Ownership .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....|27-0227067 .. TLA Holdings || LLC ..uvvvveeiiiiiiiiiiiiiie . Brighthouse Life Insurance Company ......... Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |.cce 00000 ....| weeeeeeeennnnns TIC European Real Estate LP, LLC . |Brighthouse Life Insurance Company .. Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....|74-3261395 .. TLA Holdings LLC Brighthouse Life Insurance Company ......... Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..c. 00000 ....|51-009939% .. The Prospect Company, LLC .......ccccceeunnnnnee . e TLA Holdings LLC Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..... 16073 ....|81-4750360 .. | .. .. |Brighthouse Reinsurance Company of Delaware Brighthouse Life Insurance Company ......... |Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |.ccce 00000 ....| weeeemmimiiieen [ e .. |Euro TL Investments LLC ...........eeeeeemnnnnnnee Brighthouse Life Insurance Company ......... Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..... 60992 .... | 13-3690700 .. 3302479 . Brighthouse Life Insurance Company of NY .|Brighthouse Life Insurance Company Ownership.. 100.000 ...|Brighthouse Financial,

..... 00000 ....|81-3846992 .. | .............. NASDAQ Board of Directors ................cccueeeeeenneee. [ Board of Directors.. ..0.000 .... |Board of Directors

. 4932 ...|Brighthouse Holding Group Brighthouse Financial, Inc. .......ccceeeeeennns .

. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ..o.| weeeeiiiiiii | eeeeeeiiiiie | e Brighthouse Holdings, LLC ...ccooveveeeeeeeeeeennns . Brighthouse Financial, Inc. ............ .... |Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |.ccee 00000 ....|88-1417697 ..| .. JUV I BLIC Property Ventures, LLC ......cceeeeeeeeennnns . Brighthouse Life Insurance Company ......... |Ownership.. .100.000 ...|Brighthouse Financial,
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....|88-2890382 ..| ....ccvvvvvees | eerrrriiiiiennns BLICNY Property Ventures, LLC ................... Brighthouse Life Insurance Company of NY . |OWnership.......cccccuvvvvvvvvvuvvvnnnnnnns .100.000 ...|Brighthouse Financial,

[ Asterisk | Explanation |




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
SCHEDULE Y
PART 2 - SUMMARY OF INSURER’S TRANSACTIONS WITH ANY AFFILIATES

1]

1 2 12 13
Income/
(Disbursements)
Purchases, Sales Incurred in Reinsurance
or Exchanges of Connection with Income/ Any Other Material Recoverable/
Loans, Securities, Guarantees or (Disbursements) Activity Not in the (Payable) on
NAIC Real Estate, Undertakings for Management Incurred Under Ordinary Course of Losses and/or
Company ID Names of Insurers and Parent, Shareholder Capital Mortgage Loans or the Benefit of any Agreements and Reinsurance the Insurer's Reserve Credit
Code Number Subsidiaries or Affiliates Dividends Contributions Other Investments Affiliate(s) Service Contracts Agreements * Business Totals Taken/(Liability)
.. [81-3846992 ..... Brighthouse Financial, INC. ...coooivnneics foovnneceennniccieneen O i 0 i 0 i 0 e 9,821,301 | O | e [V 9,821,301
IO [ Brighthouse Holdings, LLC ................. .972,590,055 |....cvvveieiereeeieneeeen 0 e e 0 [.......1,322,590,055 |...
04-3240897 ..... Brighthouse Investment Advisers, LLC . 0 0 .. ...(189,966, 190).............. (189,966, 190)]....
06-0566090 ..... Brighthouse Life Insurance Company ..........|o.cccooenne (266,000,000)................ (84,202,654)|.............. (122,203,412) [ [V O (458,770,899)|.............. (150,695,944) | .....ove e 165,406,571 |.............. (916,466,338)|.......... 23,280, 106,398
13-3690700 ..... Brighthouse Life Insurance Company NY .....|occooioiiinnicnnne [V 100,340,159 |..ccovveeene. 100,143,707 [ [V O (183,777,288).....covvenvee 73,429,604 | .. ..o o 9,857,969 |.....covvene. 99,994,145 |........... 2,164,790,666
81-4750360 ..... Brighthouse Reinsurance Company of
DelaWAre .o.cveeicececirre e 22,059,711 | 56,581,352 (24,065,637,790)
.................. 27-2141386 .....|Brighthouse Renewables Holding, LLC ... .0 L0 .0
.................. 13-2862391 ..... |Brighthouse Securities, LLC ......... .0 , L0 , .0
.................. 81-3094008 .....|Brighthouse Services, LLC ............. .0 0 .. (753,868,290) |.... SRRSO | ,868, reverienenn0
..... 91626 .....|04-2708937 ..... [New England Life Insurance Company ........... ISR | eerennnnnn. 20,684, ,701, eeeennnnn. 689,120,116
.................. 74-3261395 ..... [TLA Holdings, LLC ...oooovierienicricnicniens oo 0 i (18,145,000) [ 0 ISR |
..... ....|88-1417697 .....|BLIC Property Ventures. LLC ...... ....8,249,661 |.... .0
..... ....|88-2890382 .....|BLICNY Property Ventures, LLC
9999999 Control Totals 0 0 0 0 0 0 XXX 0 0 2,068,379,390
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE Y

PART 3 - ULTIMATE CONTROLLING PARTY AND LISTING OF OTHER U.S. INSURANCE GROUPS OR ENTITIES UNDER THAT ULTIMATE CONTROLLING PARTY’S CONTROL
1 2 3 4 5 6 7 8

Granted Granted
Disclaimer Disclaimer
of Control\ of Control\
Affiliation of Affiliation of
Ownership Column 2 Ownership Column 5
Percentage Over Percentage Over
Column 2 of Column 1 U.S. Insurance Groups or Entities Controlled (Column 5 of Column 6
Insurers in Holding Company Owners with Greater Than 10% Ownership Column 1 (Yes/No) Ultimate Controlling Party by Column 5 Column 6) (Yes/No)

Brighthouse Life Insurance Company

Brighthouse Life Insurance Company of NY ..

New England Life Insurance Company

Brighthouse Reinsurance Company of Delaware (DE) ....

Brighthouse Holdings, LLC

. [Brighthouse Life Insurance Company

Brighthouse Holdings, LLC
Brighthouse Life Insurance Company

Brighthouse Financial, InC. .....cccccooeviiiiiiiiiiieieee
Brighthouse Financial, Inc. ...

Brighthouse Financial, Inc.
Brighthouse Financial, InC. .....cccccooeviiiiiiiiciiei,

Brighthouse Holding Group

. |Brighthouse Holding Group ..

Brighthouse Holding Group
Brighthouse Holding Group




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SUPPLEMENTAL EXHIBITS AND SCHEDULES INTERROGATORIES

REQUIRED FILINGS
The following supplemental reports are required to be filed as part of your statement filing unless specifically waived by the domiciliary state. However, in the event that your
domiciliary state waives the filing requirement, your response of WAIVED to the specific interrogatory will be accepted in lieu of filing a “NONE” report and a bar code will be printed
below. If the supplement is required of your company but is not being filed for whatever reason enter SEE EXPLANATION and provide an explanation following the interrogatory
questions.
Responses
MARCH FILING

1. Will the Supplemental Compensation Exhibit be filed with the state of domiCile by MArch 12 .........cccccviieiuiueiiiiiieeiieie sttt seaea e YES
2. Will the confidential Risk-based Capital Report be filed with the NAIC by March 17 ... YES
3. Will the confidential Risk-based Capital Report be filed with the state of domicile, if required, by March 17 ..........ccooiiiiiiiieeee s YES
4. Will an actuarial opinion DE fiEA DY IMAICH 12 .........ciuiiiiieieeeeieieieescte ittt eae ettt s ettt se s bbb s s bbb s e e s bbb se s bbbt s bbb en ettt s s s bbb s st eee YES
APRIL FILING
5. Will Management’s Discussion and Analysis be fIled DY ADFil 17 ..........ccueiiieueueieiieeieteseiet ettt sttt ettt s s ses s s s s sesesesenas YES
6. Wil the Life, Health & Annuity Guaranty Association Assessable Premium Exhibit - Parts 1 and 2 be filed with the state of domicile and the NAIC by
April 1? (Not applicable t0 fraterNal DENEit SOCIBHES) ...........ccoceueueiereececeeteieeieeee et e teseeesscaeteteseeesssaetesesesessssesesesesssssesesesasensssesesasasensssssesasasensssntesasasensnsnsesas YES
7. Will the Supplemental Investment Risks Interrogatories be filed Dy ADFIl 12 .........cocuiiiiiiiuiieiiiieieceete ettt ss b seseb s YES
JUNE FILING
8. Will an audited financial report DE filed DY JUNE 17 ........c.cueiiiieiieieieiieeetetete ettt sttt s s ettt s st s et nansesees YES
9.  Will Accountant's Letter of Qualifications be filed with the state of domicile and electronically with the NAIC by June 17 ...........ccccociiiiiiiiiiiiicie YES

SUPPLEMENTAL FILINGS
The following supplemental reports are required to be filed as part of your annual statement filing if your company is engaged in the type of business covered by the
supplement. However, in the event that your company does not transact the type of business for which the special report must be filed, your response of NO to the
specific interrogatory will be accepted in lieu of filing a “NONE” report and a bar code will be printed below. If the supplement is required of your company but is not being
filed for whatever reason enter SEE EXPLANATION and provide an explanation following the interrogatory questions.

MARCH FILING

10.  Will Schedule SIS (Stockholder Information Supplement) be filed with the state of domicile by March 1? (Not applicable to fraternal benefit societies) .. NO
11.  Will the Medicare Supplement Insurance Experience Exhibit be filed with the state of domicile and the NAIC by March 1? .........ccccoovvvininniniiiinens NO
12.  Will the Trusteed Surplus Statement be filed with the state of domicile and the NAIC by March 17 ... NO

13.  Will the actuarial opinion on participating and non-participating policies as required in Interrogatories 1 and 2 to Exhibit 5 be filed with the state of

domicile and electronically with the NAIC by March 17 ... YES
14.  Will the actuarial opinion on non-guaranteed elements as required in interrogatory #3 to Exhibit 5 be filed with the state of domicile and electronically

WIth ThE NAIC DY IMAICH 172 ...ttt e s a e e e s e s eaea e s et s s s sns e e e s s s e seses et s s s snsee e s s s s ssseseses s ssssansesasansssssnseses s s sssnsesesasssssanensasananans YES
15.  Will the actuarial opinion on X-Factors be filed with the state of domicile and electronically with the NAIC by March 17 ..........cccccoiiiiiiiiiine, YES
16.  Will the actuarial opinion on Separate Accounts Funding Guaranteed Minimum Benefit be filed with the state of domicile and electronically with the

NAIC DY MAICH 17 ..ottt ettt e st e e s s s s e s e e e e s es s ass s e e s e s s s ass st e s e s s s ssseses s s sssseeses s s sssnsesesan s sssnse st s s sssnsnses s sansnsssassassssnsnsasasasaransesna YES
17.  Will the actuarial opinion on Synthetic Guaranteed Investment Contracts be filed with the state of domicile and electronically with the NAIC by

LY T Y OO YES
18.  Will the Reasonableness of Assumptions Certification required by Actuarial Guideline XXXV be filed with the state of domicile and electronically with

the NAIC by March 17 ..... NO
19.  Will the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXV be filed with the state of domicile and

electronically With the NAIC DY MAICH 17 ........oceceeeeeeeeeeeeeeee ettt e e et ee s asae s e st s s asasee e s s sasasseses s sasssseseses s ansnsssss s s snsnsesssanssassnsssasssssansnsasanarans NO
20. Will the Reasonableness of Assumptions Certification for Implied Guaranteed Rate Method required by Actuarial Guideline XXXVI be filed with the

state of domicile and electronically With the NAIC DY MAICH 17 ..........oouiuiieieieeceeee ettt esae e s s s s e s e s e s s s s sss et e s s s s assssess s s anaesnsannananenen NO
21.  Will the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXVI (Updated Average Market Value) be

filed with the state of domicile and electronically with the NAIC DY March 17 ...ttt sa e e s e e e e e e st e eneeeneeas NO
22.  Will the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXVI (Updated Market Value) be filed with the

state of domicile and electronically With the NAIC DY MAICH 17 ..........ocuiuiioieeeeeceeee ettt ettt s s s e s e s e s s s s ssaeteses s s assssesss s asanaesnsansananenen NO
23.  Will the C-3 RBC Certifications required under C-3 Phase | be filed with the state of domicile and electronically with the NAIC by March 17 ... YES
24.  Will the C-3 RBC Certifications required under C-3 Phase Il be filed with the state of domicile and electronically with the NAIC by March 17 ................. YES
25. Wil the Actuarial Certifications Related to Annuity Nonforfeiture Ongoing Compliance for Equity Indexed Annuities be filed with the state of domicile

and electronically With the NAIC DY MArCH 17 ........c.o.oveeceeeeeeeecceeeee et e ettt eae ettt asa e e et s s sasaeseees s s asasssseses s ansnessas s s snsnsesesansasansssasassasanensasanaras YES
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SUPPLEMENTAL EXHIBITS AND SCHEDULES INTERROGATORIES

Will the actuarial opinion required by the Modified Guaranteed Annuity Model Regulation be filed with the state of domicile and electronically with the
NAIC DY MAICH 17 .ttt ettt et ettt e b et e b e e b e s e s e s e es e s et e s et e s et e s e s eeea e ee e e b et e st et es et e s et eb et eh et e s e e eae st eses e es e st s e b et ebe et ese e esennane NO

Will the Actuarial Certification regarding the use of 2001 Preferred Class Tables required by the Model Regulation Permitting the Recognition of
Preferred Mortality Tables for Use in Determining Minimum Reserve Liabilities be filed with the state of domicile and electronically with the NAIC by

=4l 3 R U T U U U U U PP PR URTURPRPRPTOY NO

Will the Worker's Compensation Carve-Out Supplement be filed by March 1? (Not applicable to fraternal benefit societies) NO

Will Supplemental Schedule O be filed with the state of domicile and the NAIC by March 1?7 ........ccccoiieiiiiiiiiiiiie e YES

Will the Medicare Part D Coverage Supplement be filed with the state of domicile and the NAIC by March 17 ..o NO

Will an approval from the reporting entity’s state of domicile for relief related to the five-year rotation requirement for lead audit partner be filed

electronically With the NAIC DY IMAICH 17 ...ttt s oo st e st e st e st e st e s e e st e et e st e s e e st es e e st ea s e st enees e e st eseene et et et eneennans NO

Will an approval from the reporting entity’s state of domicile for relief related to the one-year cooling off period for independent CPA be filed

electronically With the NAIC DY MAICH 17 ... ettt ettt et e a e e e a e e s e e st e st e st e s s e e s e e ea e e ea e e ea e e ea e e s e e s e e mseemseen e e e meeem e e eneeeneeeaeaseeseenseenneenneas NO

Will an approval from the reporting entity’s state of domicile for relief related to the Requirements for Audit Committees be filed electronically with the

L Y (O oY 1 =T o o e ST SRS RS SRSRRRSIN NO

Will the VM-20 Reserves Supplement be filed with the state of domicile and the NAIC by March 17 ..o NO

Will the Health Supplement be filed with the state of domicile and the NAIC by March 17 ... s NO

Will the Market Conduct Annual Statement (MCAS) Premium Exhibit for Year be filed with appropriate jurisdictions and with the NAIC by March 17 ..... YES
APRIL FILING

Will the confidential Regulatory Asset Adequacy Issues Summary (RAAIS) required by the Valuation Manual be filed with the state of domicile by

AADIIL 12 ettt et ettt h et h et st e a4 a £t s £t ket ek et e b e R £t e s £ ee oA £ et s £t et £t b et e Ao e e e e e £ ea s £ et e s £t e s £t s et h et e b et et es b et e st et et et e s et e be e ae et nene YES

Will the Long-Term Care Experience Reporting Forms be filed with the state of domicile and the NAIC by APril 17 ......c.oooiiiiiiiieeee s NO

Will the Credit Insurance Experience Exhibit be filed with the state of domicile and the NAIC by April 1? (Not applicable to fraternal benefit societies) .. NO

Will the Accident and Health Policy Experience Exhibit be filed by April 17 ......c.oooiiiiiii e YES

Will the Supplemental Health Care Exhibit (Parts 1 and 2) be filed with the state of domicile and the NAIC by April 1? .
Will the confidential Actuarial Memorandum required by Actuarial Guideline XXXVIII 8D be filed with the state of domicile by April 307 .... NO
Will the Supplemental Term and Universal Life Insurance Reinsurance Exhibit be filed with the state of domicile and the NAIC by April 1? .......cccceeneee YES

Will the Variable Annuities Supplement be filed with the state of domicile and the NAIC by April 17 ......cccooiiiiiniiiinnnn. YES
Will the confidential Executive Summary of the PBR Actuarial Report be filed with the state of domicile by April 1? YES
Will the confidential Life Summary of the PBR Actuarial Report be filed with the state of domicile by April 17 ............. NO

Will the confidential Variable Annuities Summary of the PBR Actuarial Report be filed with the state of domicile by April 17 ... YES
AUGUST FILING

Will Management’s Report of Internal Control Over Financial Reporting be filed with the state of domicile by August 17 ... SEE EXPLANATION

Explanations:

No-Not Required per HHS Reg. 158.130 (a) (3

NO - Does not meet MAR regulatory requirement for insurance companies with gross written premium of $500 million or greater, however is required to
be MAR compliant based on state legislation. MAR requirement for Massachusetts includes gross written premium of $1 million or greater
0 0 0

Bar Codes:
SIS Stockholder Information Supplement [Document Identifier 420] |II I|I I ||I II I||I II|||I I|| II”I |III |II I I|| II I|
9 1 6 2 6 2 0 2 3 4 2 0
9 1 6 2 6 2 0 2 3 3 6 0 0 0 0
9 1 6 2 6 2 0 2 8 4 9 0 0 0 0 0
Reasonableness of Assumptions Certification required by Actuarial Guideline
XXXV [Document Identifier 445]
9 1 6 2 6 2 0 2 8 4 4 5 0 0 0 0
Reasonableness and Consistency of Assumptions Certification required by
Actuarial Guideline XXXV [Document Identifier 446]
9 1 6 2 6 2 0 2 8 4 4 6 0 0 0 0
Reasonableness of Assumptions Certification for Implied Guaranteed Rate
Method required by Actuarial Guideline XXXVI [Document Identifier 447]
9 1 6 2 6 2 0 2 8 4 4 1 0 0 0 0
Reasonableness and Consistency of Assumptions Certification required by
Actuarial Guideline XXXVI [Document Identifier 448]
9 1 6 2 6 2 0 2 3 4 4 8 0 0 0 0
Reasonableness and Consistency of Assumptions Certification required by
Actuarial Guideline XXXVI (Updated Market Value) [Document Identifier 449]
9 1 6 2 6 2 0 2 8 4 4 98 0 0 0 0
9 1 6 2 6 2 0 2 8 4 5 3 0 0 0 0
Actuarial Certification regarding the use of 2001 Preferred Class Tables
required by the Model Regulation Permitting the Recognition of Preferred
Mortality Tables for Use in Determining Minimum Reserve Liabilities L e i el el b Sl bl b 0
0

© E—

0
0
0
0
0
0
0
0
0

0
0

© E—

[Document Identifier 454]

0 0
9 1 6 2 6 2 0 2 3 4 9 5 0 0 0
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SUPPLEMENTAL EXHIBITS AND SCHEDULES INTERROGATORIES

9 1 6 2 6 2 0 2 8 3§ 6 5 0 00 0
Relief from the five-year rotation requirement for lead audit partner
[Document Identifier 224]
9 1 6 2 6 2 0 2 8 2 2 4 0 00 0
Relief from the one-year cooling off period for independent CPA
[Document Identifier 225]
9 1 6 2 6 2 0 2 8 2 2 & 0 0 0 0
9 1 6 2 6 2 0 2 8 2 2 & 0 0 0 0
9 1 6 2 6 2 0 2 8 4 5 6 0 0 0 0
9 1 6 2 6 2 0 2 8 4 7 & 0 0 0 0
9 1 6 2 6 2 0 2 8 8§ 0 6 0 0 0 0
9 1 6 2 6 2 0 2 8 2 8 0 0 0 0 0
Actuarial Memorandum Required by Actuarial Guideline XXXVIII 8D
[Document Identifier 435]
9 1 6 2 6 2 0 2 8 4 8 5 0 0 0 0
9 1 6 2 6 2 0 2 3 4 5 8 00

[
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

OVERFLOW PAGE FOR WRITE-INS

Additional Write-ins for Assets Line 25

Current Year Prior Year
1 2 3 4
Net Admitted Assets Net Admitted
Assets Nonadmitted Assets (Cols. 1-2) Assets
2504. Receivable from reinsurer in liquidation ......ccccooooiiiiiiiciciiceccees o 2,686,989 |......coovenen 2,686,989 |.....covoiieiieeeeeeen 0 [, 0
2597. Summary of remaining write-ins for Line 25 from overflow page 2,686,989 2,686,989 0 0
Additional Write-ins for Summary of Operations Line 8.3
1 2
Current Year Prior Year
08.304. Reinsurance recapture 88 IMCOME ..ottt oseescscs e 0 [ 300,000
08.397. Summary of remaining write-ins for Line 8.3 from overflow page 0 300,000
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SUMMARY INVESTMENT SCHEDULE

Gross Investment Holdings

Admitted Assets as Reported
in the Annual Statement

1 2 3 4 5 6
Securities
Percentage Lending Percentage
of Reinvested Total of
Column 1 Collateral (Col. 3 +4) Column 5
Investment Categories Amount Line 13 Amount Amount Amount Line 13
1. Long-Term Bonds (Schedule D, Part 1):
1.01 U.S. GOVEIMMENLS .....oovvriiieiicieieis et eenees 97,151,914 |........... 6.955 |....... 97,151,914 [ O 97,151,914 |............ 6.955
1.02 All OthEr GOVEIMMENLS ........oevevvveeeeceiececeieie et e eeenenens [V 0.000 [oeeeeeereeeeereenenes O oo O o () 0.000
1.03 U.S. states, territories and possessions, etc. guaranteed ...............oooov.|oeeenenee 7,955,617 |............. 0.570 |......... 7,955,617 [oveveeveeeeenn 0 | 7,955,617
1.04 U.S. political subdivisions of states, territories, and possessions,
QUANANTEET ...t e 9,183,681 |............. 0.657 |......... 9,183,681 oo 0 | 9,183,681
1.05 U.S. special revenue and special assessment obligations, etc. non-
QUATANEEEA ..o eenaseen s nneenane| e 99,719,645 |..........7.139 |........ 99,719,645 |.....ocovviee 0 i 99,719,645
1.06 Industrial and MISCEIIANEOUS ...........c.coovevueueeereeeeeceeeeeeeeeeeeeeeeeeseseeeaeaa| oo 670,482,125 |............47.998 |...... 670,482,125 |......ooooieeen O [ 670,482,125
1.07 Hybrid securities ............. f 4,825,000 |............ 0.345 |......... 4,825,000 |....cooovveveeeen 0 | 4,825,000
1.08 Parent, subsidiaries and affiliates ............ccoooveeeoeeoeeeeeee oo 0o 0,000 [oeeee O e O el 0
1.09 SVO identified funds ...........ccoeiiiiniiiiiiii
1.10 Unaffiliated bank loans L0 ..
1.11 Unaffiliated certificates of d@POSIt ............cccceeviveeeireieieieeeeeieceeeeeee e 0 02000 [ 0 e O e 0
1.12 Total long-termM DONAS ........c.cvveececeeeeeeeeececeeeeeeee et | 889,317,982 |............63.663 |...... 889,317,982 |......oooeeee O [ 889,317,982
2. Preferred stocks (Schedule D, Part 2, Section 1):
2.01 Industrial and miscellaneous (Unaffiliated) ..............cccceeevevevererevevereeeee e [V 0.000 [oeeveeereeeeeeenenes O oo O o (0 0.000
2.02 Parent, subsidiaries and affiliates ............cccccoerrnieiinnneennnsee e [V 0.000 [.eeeevverriennee 0 frreemrreeieeen O e [V 0.000
2.03 Total preferred StOCKS .........ccviiieieeeiiieieteieeeeee e e [V 0.000 [oeeveeereeeeeeenenes O oo O o (0 0.000
3. Common stocks (Schedule D, Part 2, Section 2):
3.01 Industrial and miscellaneous Publicly traded (Unaffiliated) ....................foreeeeccccnne. [V 0.000 [eeeeeeereeeeereenenes O oo O o () 0.000
3.02 Industrial and miscellaneous Other (Unaffiliated) ........c.cccoovvvvreeeienes o [V 0.000 [.eeeeeeveireinnes O fooeeeeierieeeens O o (VO 0.000
3.03 Parent, subsidiaries and affiliates Publicly traded ..............ccocoeveveveveeeforreecccce [0 0.000 |.ooveeeeeiees O e O el (1) 0.000
3.04 Parent, subsidiaries and affiliates Other ...........cococeeernnireennnsees o [V 0.000 [.vevevverriennee 0 frreenrreeieeen O e [V 0.000
3.05 MULUAI FUNGS .....veieeetcee ettt e [V 0.000 [oeeeeeeeeeeereenenes 0 foreeernmrieieeeen O [ (0 0.000
3.06 Unit iNVESIMENT rUSES .....c.viiiiicicieieicccee e e [V 0.000 [.eeeevverreennee 0 frreenrreeieeen O e [V 0.000
3.07 ClOSEA-ENA FUNAS ......oovvieieiiieieeeeeeeece et e [V 0.000 [oeeveeereeeeeeenenes [V TR | ISR (0 0.000
3.08 Exchange traded fUNS ............coeueueieuiiiniieieieieeeee e e [V 0.000 [.eeeevverriennee O fooeeeeierieeeens O o (VO 0.000
3.09 Total COMMON STOCKS ........c.cvevevieieieeieieieteteteecee et e [V 0.000 [oeeveeereeeeeeenenes [V TR | ISR (0 0.000
4. Mortgage loans (Schedule B):
4.01 Farm MOMGAGES ....ccueeieaiieeiieiiieiee ettt ettt saeeaeeeeenneas
4.02 Residential mortgages ....
4.03 Commercial MOMGAGES ........oieiiieiiieriieitiesieeie ettt sree e
4.04 Mezzanine real estate 10ans ................ccocoviiiiiiiii
4.05 Total valuation allowance ...
4.06 Total Mortgage l0ans ..........cccceciiiiiiiiiiiiiesee e
5. Real estate (Schedule A):
5.01 Properties occupied by COMPANY ........c.eveuerieiirinieieieieeeenesesieieeeeee e (VO 0.000 [.oeovvereieenene 0 e O e [0 I 0.000
5.02 Properties held for production of iNCOME ..............ccueuerereeeeeeeieeerereeeees e [V 0.000 [oeeveeereeeeeeenenes O oo O o (0 0.000
5.03 Properties held fOr SAIE ............ccecveuieveueeieriiireecee st e (VO 0.000 oo 0 e O e [0 I 0.000
5.04 Total real €StALE .......c.c.eeeeeiereeeeeeccee e e [V 0.000 [oeeveeereeeeeeenenes [V TR | ISR (0 0.000
6. Cash, cash equivalents and short-term investments:
6.01 Cash (Schedule E, Part 1) .......cooceuerrniiceenneneeiseeseseseseesesesesesessee e 50,240,102 |.............. 3.597 |....... 50,240,102 |...cooeeerecea 0 e 50,240,102 |............. 3.597
6.02 Cash equivalents (Schedule E, Part 2) ..........ccccoeuviviviieereriniieeeeeeeenens oo 2,304,059 |............ 0.165 |......... 2,304,059 | 0 e 2,304,059 |............ 0.165
6.03 Short-term investments (Schedule DA) ...........ccccooveveveveveeeceeeeeeeeeee e [V 0.000 [oeeveeereeeeeeenenes O oo O o (0 0.000
6.04 Total cash, cash equivalents and short-term investments .....................|oocc.. 52,544,161 |.............. 3.761 |....... 52,544,161 |.ccceieeee O [ 52,544,161 |............. 3.761
7. CONTACE I0BNS ....eceeieiecicieeeeeiee et es e s e e e seees e s e sesesesesnas fecias 393,490,611 |............ 28.169 |...... 393,490,611 | O [ 393,490,611 |........... 28.169
8. Derivatives (SChedule DB) ...........cocceueieiiieeieieieiieeieieie s [eeeeeene 11,358,597 |............. 0.813........ 11,358,597 | 0 [ 11,358,597 |............. 0.813
9. Other invested assets (Schedule BA) ............cccccueueuiiieeeeeieieieeeeeeee e e 14,959,875 |............. 1.071 |........ 14,959,875 | O [ 14,959,875 |............. 1.071
10.  ReCeivables fOr SECUMHES ...........ceiuiiiieiiieicieiieeseie e s 1,649,866 |............ 0.118 |......... 1,649,866 |........coocovveeenn 0 o 1,649,866 |............ 0.118
11.  Securities Lending (Schedule DL, Part 1)..
12.  Other invested assets (Page 2, Line 11) .....ccoeiiiiiiiiiiiiieeeeeeeeeeees
13. Total invested assets 1,396,909,873 100.000 [ 1,396,909,873 1,396,909,873 100.000

SI01




10.
1.

© ® N o

10.

1.
12.
13.
14.
15.

ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

Book/adjusted carrying value, DECEMDET 31 Of PIIOI YEAI ..........iiiitiiiiiiti ittt bbbt bbbt bbb E b E e E e E e E AR E bt b AR e AR e b e b bt as Seemse e e eseese e e e e e e e e e e enneas
Cost of acquired:

2.1 Actual cost at time of acqUISItioN (Part 2, COIUMN B) .........uiiiiiiiiiiti ittt bbb bbb bbbt bt aR e e e e e b e e besbesbestestesaeeaeereaeas

2.2 Additional investment made after acquisition (Part 2, COIUMN 9) ...ttt e e et e e st e e st eaae oeabeeabeeabe et e et e st e s ae e aheeas eeetseeseeaseenseeseeaeeaeenaean
Current year change in encumbrances:

o B ] = S =T i TR o1 10 1o e PP PPTPNS

3.2 TOtals, Part 3, COIUMN 11 ..ot bbbt b bt bbb b se b e e b e b e b e e b b E e b b e s b e b e saebe S84 E SRS AR SR L AR e R LA b e R e e b e R e b e R et eabeseabesetese et

Total gain (loss) on disposals, Part 3, COIUMN 18 guu.......... G ... i ... .. ... B ... S . ... ..\ o uteeete st eeesteeseenbeenteanseanseas Soeemseasseaseenseeseeaeeaeeaaeas

Deduct amounts received on disposals, Part 3, RRY (N VTN T BTN
Total foreign exchange change in book/adjusted
6.1 Totals, Part 1, Column 15 ..o ... N ... - B N B

6.2 Totals, Part 3, COIUMN 13 ... e T L s
Deduct current year’s other than temporary impairment recognized:

A B )= S =T TR o 10T o e PP PRRTPS

7.2 TOtals, Part 3, COIUMN 10 ....ouiiiiiiii bbb bbbt bbb b e se e b e e b e b e b e b e ke e b e b e s b b e sbebe S48 S E SR e AR SR L e R e R L e b e b e e b e b e e b e b et esbeseasese s ea et
Deduct current year’s depreciation:

8.1 TOtals, Part 1, COIUMN 11 ..ot b bbb e b e b e e b bbbt e b b e s b b e b b e sd b S0 AR oA e s b e b s b e b bbb

LA ol = K =T G T o 10 oo T O O OO
Book/adjusted carrying value at the end of current period (LINES 1+2+3+4-5H6-7-8) ........c.ccuiiiiiiiiiitiiiite bbbt bt bbbttt 2o e e e e e e e e e e e e e e eneea
[D2=e [0 8 (o) e=T W To o E=Te (4 a 11 C=To IR= 0 g o0 L PP PSRRPRRRRRY

Statement value at end of current period (LiNe 9 MINUS LINE T0) .......ouiiiiiiiiiiiiiiieie ettt bbb b bbb bbb bbbt bbbt e bbb e e bt b Smsemmeeneene e e e e e e e e e e enneaes

SCHEDULE B - VERIFICATION BETWEEN YEARS

Mortgage Loans

Book value/recorded investment excluding accrued interest, DECEMDEr 31 OF PrIOT YEAT .........c.cviieieieieeeieieeisie ettt <eeseeeanneeenas 58,917,399
Cost of acquired:

2.1 Actual cost at time of acqUISItIoN (Part 2, COIUMN 7) ..ottt bbb bbbt bbb bbb e s e e s b e e resresbestesteetesaeereanas 0

2.2 Additional investment made after acquisition (Part 2, COIUMN 8) ..ottt ene eesreesrnesresareeareeareeareeas 0 0

Capitalized deferred interest and other:

3.1 TOtAIS, PArt 1, COIUMN T2 ....ouiitieieiiie ettt ettt ettt a ettt e s et et et e s e ae s es e s et a2 et et esese e es et s et et e s eseseas s as s e s et et esesess s es e s seseseses bbb ee et st ne e bbb eb et 0
3.2 TOtAIS, PArt 3, COIUMN T L.oiiuiuiiiiiiiiiieietetetetet ettt bt sttt s s b b s e s ese e se e es s e b e b et es et ee s s s s e s e s e s e s en et se 5 s b b e s ese st e s e s bbb eb s s s eseee s sese e nenenesninanan 0 e 0
AACCTUAI OF QISCOUNT .......vvevieeececee ettt seeesa et et eseessssaeseseseessssaesesesesssssesesesesssseeesesasassssssesesesassnsseetesesassesesessasessnsesetesasassnsssetesasaseesssesesesasensssnsesasan s eseb et et s cacbetenennas 7,004

Unrealized valuation increase/(decrease):
5.1 Totals, Part 1, Column 9 ............... et eteteaeaeeteteteteueteteseeesetesesetesesesestetasesisitetetesistatsaseteteteseseseaeat et et et eteteseseaeases ettt teee R R bkttt e netete 0
5.2 TOAlS, PArt 3, COIUMN 8 .......cvovivieieeeieeieteteteteeee et eeet et e teteseeses s et et ees s et eseesas s ases st et et et esees s et et ee et et esessenesesaeaseseseseseenss s ssesatasesesen ebeberer e e aeaeasesebebereneaea 0 e 0

Total gain (I0Ss) 0N diSPOSAIS, Part 3, COIUMN 18 ... ...ttt ettt ettt et e e et ea e e sh e e sheesb e e bt e a bt e a bt ea bt ea e e eh e e £h e e Ahe e b e e a bt e a bt ea bt embeeaeeaReeabeens 0ermeeneenteesaeasseenseeanens 0
Deduct amounts received on disposals, Part 3, Column 15 ...........ccccceevevevvirennnn. .25,420,249
Deduct amortization of premium and mortgage interest points and COMMIEMENT FEES ..........iiiuiiiiiiiii ettt sa sre e ea e ea et e et a e a e 8
Total foreign exchange change in book value/recorded investment excluding accrued interest:

9.1 Totals, Part 1, Column 13
9.2 Totals, Part 3, Column 13

Deduct current year’s other than temporary impairment recognized:

10,1 TOLaIS, PArt 1, COIUMN 11 ..ottt ettt bbb bt E e E bt h ot E b E £t E bbbt b e nsn b et et s enn s e et s es e 0

10.2 TOtaIS, PArt 3, COIUMN M0 ......vcvivitieieiieeeee ettt ettt et eaeee e s et et s e b et e s eseeseeesesese s et eseseas s se s et eses et esess s eses s et esesesess s as s sasa se e e e b ebebebeee et st nenaebebetis 0 0
Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10) ........ccoevririrrrieuereeeiisieieieieiees coeeeeeeneeenas 33,504, 146
e Y= TV E= o T[N = T g Lo OO 0
SUDLOLAI (LINE 11 PIUS T2) 1.ttt ettt ettt e s ese e s et s ee et e s e s e s e s e s e e e s et a8 e s e s e ses e et s s s e s et e s ese s e s e s e s s e s e s e s e s e s e se s e s st et et e sesese s e st esesesesenesessas o eseseneseicanas 33,504,146
[DI=o [0 o) =1 M To o E=To (g g 11 C=To IR= 0 a0 OO 0
Statement value of mortgages owned at end of current period (LINe 13 MINUS LINE 14) .......cciiiiiiiiririeieieieieise sttt b e s ee e ieanas 33,504,146
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE BA - VERIFICATION BETWEEN YEARS

Other Long-Term Invested Assets

Book/adjusted carrying value, DECEMDET 31 Of PIHOT YEAI ..........c.ceuiuiriiriririeteteteteses ettt ettt sttt st ss et sesesese e st ssesesesesesesese st s s ssesebesesesese st se s e sebebebesanens <eesessannenanas 14,642,761
Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 8) .........uiiiiiiii ittt bbb bbbt a e e s b e e resresbesteebeetesaeeaeaeas 0

2.2 Additional investment made after acquisition (Part 2, COIUMN Q) ............ceuiuiiiiiieeeieeeeceeeee ettt e reresneneseseeeeeaeas 854,237 .o 854,237
Capitalized deferred interest and other:

3.1 TOAIS, PArt 1, COIUMN 16 .....vvivieieieieieietetet ettt ettt et s e et et e st et et esese s ee e s et e sebesesess e esss et et eseseseseas s as et esesesesesess s eseseseseseses bbb ee et st nene e bbbt 0

3.2 TOtAlS, Pt 3, COIUMN 12 ....uitiiieiietetiereee ettt te et e et ee bbb ee bbb b8 e bR b £ h b 2o h bttt 2o enemsns et et en s na s an s 0 0
AACCTUAI OF QISCOUNT .......cvvieeeececeet et eeecte et ee et e et esesssasteteseseesssesetesesessessaesesesessssesesasesassesetesasasaesseesesases s sns et sesesnsssesesasaensssesasesessnsesesesesensssesesasasessnsns b secseheb et et et taebetetennae 0

Unrealized valuation increase/(decrease):

5.1 TOtalS, PArt 1, COIUMN 13 .. ...oiiiieeieieetceecs ettt s s s s s e s st s sttt s s s et (155,699)

5.2 TOLAIS, PArt 3, COIUMN 9 ...ttt ettt te e b ee bbb ee bbb s e E b8 £ e R bR b s bbbttt 2o s emsns ettt en e na st en 0 s (155,699)
Total gain (I0Ss) 0N diSPOSAIS, Part 3, COIUMN T ... ..ottt ettt et st e ea et oh e e sheesh e e bt e a bt e a bt ea bt ea e e ehe e £h e e ehe e b e e a b e e a b e ea bt embeeaeeaReesbeens oemeeneeseesseasseenseannens 0
Deduct amounts received on diSPOSAIS, PArt 3, COIUMN 16 ..........ceciiuiiiiuiiiieeitete et eteee ettt et et et eae st eaestetestete et ete et ese s atessstesssaessssesessesesebessasensabessssesssaeseasa <eesesesesetesennane 377,667
Deduct amortization of PremMium ANA AEPIECIAtION ............ccoccueueieeeceeeeteeeeeeeeeteteteseesasaesesesessassesesesssssssssesesessssssssesessassssssesesssssssssssasassssssssesasasasanansns <oesesstscseeesasassaeaas 3,757

Total foreign exchange change in book/adjusted carrying value:

9.1 TOtAIS, PArt 1, COIUMN 17 ....oviitieieiee ettt ettt ettt ettt ea ettt s et et et sese e ee e s es et et et e s ese e es e st et et e s esesess s es et e s et e s esesess s eseseteseseses bbb ee et ntne s e bbbt eeeae e 0

9.2 TOtAIS, Pt 3, COIUMN T4 ...utiiieiiitetierece ettt te e b te bbb ee b b4 e £t e E b8 ee LR b E b 2o h bttt 2o s ensn s et et en e e s s s 0 0
Deduct current year’s other than temporary impairment recognized:

10,1 TOLaIS, PArt 1, COIUMN 15 ...ttt ettt b et eb b b o b E b £ 2ot E e E b2t E b E et E bbbttt b e nsnb et et esenn s e et s esennneee 0

10.2 TOLAIS, PArt 3, COIUMN 11 ...ttt ettt ettt e e e et st b et s e se e ee e s s e s e s et es e s e as s se s et esesesesese s e s es et et e s et esess s s esesesa seee bbbt ee et et st ne e b ebetie 0 0
Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+6-7-849-T0) ........ccceeuiririririririeieteteriie st sttt se st e s se st sebesesens <oesessneseeeeas 14,959,875
[DI=e [0 o) e= 1M To o E=To (4 g T C=To IR= a0 To 0L OO 0
Statement value at end of current Period (LINE 11 MINUS LINE 12) ......c.ciuiiiiiiiiiiieteieieie sttt ittt see ettt se s sess s s s esese et ssesesesesesese e se s ssesesesens oeseseneseieanans 14,959,875

SCHEDULE D - VERIFICATION BETWEEN YEARS

Bonds and Stocks

Book/adjusted carrying value, DECEMDET 31 Of PIiOT YBAI ............cccueueuevieeeceeteteteeeescaete et esessssesesesesesssaesesesesessssssesesasessssesesesesensssesesssesnssentesassnsnsssnsesans seessscscseses 937,335,097
Cost of bonds and stocks aCqUIrEd, Part 3, COIUMN 7 ............ccvcuiiiiuieiitieitee ettt st ete et ete et et et ete e et eeeetese et ess st esessese st ese et ebe s ebessesessssesssaessstesesseseesebeeseseasebeasassensesensesennane 54,230,303
ACCTUAI OF QISCOUNT .......vveeececect et eeece ettt et e et e s ee e s saeaetesesenssaetetesesensesesesesesensssetesaseseesss et sesesensssetesasesensseetessasnsnaet et et sssnsesesesasassnsnsetesesansnseen 2,880,071

Unrealized valuation increase/(decrease):
4.1. Part 1, Column 12

4.2. Part 2, SECtion 1, COIUMN 15 ...ttt bbb

LT o= o 2 Y=ot 1[0 1720 0011V 1 Yo Wt G TSN

4.4, Part 4, COIUMN 11 .ottt ettt b bbbt e e E bbbttt £ e e E bbbt £ e e E bbbttt bbbkttt ne e R R bR .0
Total gain (105S) 0N diSPOSAIS, PArt 4, COIUMN 19 ........ccuiuiiiieeeeececeete e ctete et eeeeseteteteteseesesetetesesessesetesesesenssseaesesesensssssesasesessnsseesesassnsnsstesasassssnssaesesananas febetesessaenas (10,757,139)
Deduction consideration for bonds and stocks disposed Of, Part 4, COIUMN 7 ..........c.ccocuiuiiiiuieieeeieeeeeteee ettt et ettt et e s e s es e st ess et eas s essas s eseeneaeeeaan 94,430,200
DedUCt aMOTHZAtION OF PIEMIUM .........oceeeceeee e cceceeeeteteeeeeseeeee e e s aeastete s s esssasseseses s sssseesesessassseeses s s ssanseses s s sssssesss s s ssasseses s s sssnsesessssssseseses s ssnansnsasas sesstsesesetananas 1,952,555
Total foreign exchange change in book/adjusted carrying value:

8.1 PAIt 1, COIUMN 15 ...ttt ettt et ae e et ee s a et esen s s eaetesesen e s eaetesesensssseetesesansssesesesesensnsetesesessnsseesetesasnssansesasanste e b et e b nerneeee 2,064,672

8.2. Part 2, SECHON 1, COIUMN M ...ttt e e bt b b e e h e b et ettt s b b et et tacae 2osensnseaetesesennsnae s s s s 0

8.3. Part 2, SECHON 2, COIUMN 16 ......uuiuieiieeeeeeeceeecee ettt ettt et e s s s s s ettt es e s e s e as s s s s s e s et e s esssea s s st et esesesessasasasseseseseans febebebeett et sessenebebebnataene 0

8.4, Part 4, COIUMN 15 ...ttt ettt ettt ettt bt eh e h b £s b b £t E b £ £ o8 b £ £ ot E b et E bbbt te bbbt ensnsna et n s en s st 31,325 e 2,095,997
Deduct current year’s other than temporary impairment recognized:

9.1. Pt 1, COIUMN M4 .ottt b et bt E bbb £ o E b £ £ st E b e st E bbbttt bbbt ennns et n s en s etea 81,835

9.2, Part 2, SECHON 1, COIUMN 17 .....eeieiiieeeeeeeeeee ettt ettt a et e s e s e s e s e s s s s s s e s et e s e s s se s s e sttt eseseseasasasas s eseseseans febebebtstt et aeesebebebebnaeaeae 0

9.3. Part 2, SECHON 2, COIUMN M4 ...ttt ettt b et e st o b b e b e ot b et ettt st et et tacae 2oesensnsetesesesennseaesesan s 0

9.4, PArt 4, COIUMN 13 ....ooeieeieeeeeeececte ettt e ee e e ae et eeensseeteteses s sseeaesesesenssaetesesesensseete s sesenseseee st asensssesesasasensnensesasasensssnsesestteebeb et et netenberena 1,757 e 83,592
Total investment income recognized as a result of prepayment penalties and/or acceleration fees, Note 5Q, LiN€ 2 ...........ccoiiiiiiiiininiiiise s e 0
Book/adjusted carrying value at end of current period (LiNES 1+2+3+4+5-6-T+8-9+10) .......cceverererruereeeeeeeeceetetesesesseaetetesesesssaetesesesesssaesesesesenseaesesasanas seesesscscaesens 889,317,982
(DTt [ Tet i (o) =TI aTe g F=Te o Ty (=T o IR= T 4o U 0
Statement value at end of current period (LiN@ 11 MINUS LINE 12) ........cceueuiieeeeececeeieeeeeeectete e e eescaete e s eseessseteteseseessaeaesesesensssssesesesensssssesesssensssstesesasanas Seesesesesesnas 889,317,982

SI103



ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE D - SUMMARY BY COUNTRY

Long-Term Bonds and Stocks OWNED December 31 of Current Year

1 2 3 2
Book/Adjusted
Description Carrying Value Fair Value Actual Cost Par Value of Bonds
BONDS 1. United States ........cccceveveveeeeeeeeeee o 97,151,914 | 89,694,290 |................ 75,098,994 |................ 112,290,434
Governments 2. CANAAA ..o e [0 U [0 U [0 U 0
(Including all obligations guaranteed 3. Other Countries 0 0 0 0
by governments) 4. Totals 97,151,914 89,694,290 75,098,994 112,290,434
U.S. States, Territories and
Possessions
(Direct and guaranteed) 5. Totals 7,955,617 6,942,891 8,270,399 6,285,000
U.S. Political Subdivisions of States,
Territories and Possessions (Direct
and guaranteed) 6. Totals 9,183,681 8,580,199 7,971,929 9,765,000
U.S. Special Revenue and Special
Assessment Obligations and all Non-
Guaranteed Obligations of Agencies
and Authorities of Governments and
their Political Subdivisions 7. Totals 99,719,645 90,745,921 100,495, 101 94,055,086
Industrial and Miscellaneous, SVO 8. United States .....coooooveeeeeeeeeeeeeeeeee oo 588,863,288 |............... 511,262,121 |.............. 594 141,727 ..o 585,220,835
Identified Funds, Unaffiliated Bank 9. CaNada ......ccoeeeeeee e e 20,148,222 |.....coeeneee 19,147,350 |ovveceneaee 21,201,125 .o 20,524,478
Loans, Unaffilated Cortiicates of 10._ Other Countries 66,295,615 62,594,761 75,404,415 65,022,370
eposit and Hybrid Securities
(unaffiliated) 11.  Totals 675,307,125 593,004,232 690,747,267 670,767,683
Parent, Subsidiaries and Affiliates 12.  Totals 0 0 0 0
13. Total Bonds 889,317,982 788,967,533 882,583,690 893,163,203
PREFERRED STOCKS 14.  United States .......ccceeceeeeeeceeecee e [0 U [0 OO 0
Industrial and Miscellaneous 15, CANAAA ...eeeeeeeeeeee e [0 U [0 U 0
(unaffiliated) 16.  Other Countries 0 0 0
17.  Totals 0 0 0
Parent, Subsidiaries and Affiliates 18. Totals 0 0 0
19. Total Preferred Stocks 0 0 0
COMMON STOCKS 20. United States .0 . 0 (]
Industrial and Miscellaneous 21, CaANada ...oocceceeeeeeeeeeeeeeeeee ] 0 0 0
(unaffiliated), Mutual Funds, Unit 22 Other Countries 0 0 0
Investment Trusts, Closed-End
Funds and Exchange Traded Funds 23. Totals 0 0 0
Parent, Subsidiaries and Affiliates 24. Totals 0 0 0
25.  Total Common Stocks 0 0 0
26. Total Stocks 0 0 0
27. Total Bonds and Stocks 889,317,982 788,967,533 882,583,690
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE D - PART 1A - SECTION 1

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations

1 4 5 6 7
Over 1 Year Over 5 Years Over 10 Years No Maturity
NAIC Designation 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years Over 20 Years Date Total Current Year

1. U.S. Governments

1.1 NAIC 1
1.2 NAIC 2
1.3 NAIC 3
1.4 NAIC 4
1.5 NAIC 5
1.6 NAIC 6
1.7 Totals

............... 2,331,126

............. 50,314,611

8
Col. 7 as a % of
Line 12.7

9
Total from Col. 7
Prior Year

10
% From Col.
Prior Year

8

11
Total Publicly
Traded

12
Total Privately

Placed (a)

2. All Other Governments

2.1 NAIC 1
2.2NAIC 2
2.3NAIC 3

24 NAIC4 ..
25NAICS ..
26 NAICG ..

2.7 Totals

3. U.S. States, Territories and Possessions etc.,

Guaranteed

3.1NAIC1 ..
3.2NAIC2 ..
3.3NAIC3 ..

3.4 NAIC 4
3.5NAIC 5
3.6 NAIC 6
3.7 Totals

966,570

2,363,245

4,446,439

7,955,617

8,037,099

7,955,617

4. U.S. Political Subdivisions of States, Territories and
Possessions , Guaranteed

AANAIC T e [V 2,155,000 |....ccecennene 2,896,153 |.....c........ 2,117,581 |..............2,014,947 | ... D,9,0. NN RO 9,183,681 | 1.0 oo 9,062,657 |.ececeeereeeirieene 1.0 oo 9,183,682 | (1)

42NAIC2 ..

4.3 NAIC 3 ..

AANAICH .o

45NAICS ..

4B NAIC B ... .0 0.0

4.7 Totals 0 2,155,000 2,896,153 2,117,581 2,014,947 XXX 9,183,681 1.0 9,062,657 1.0 9,183,682 (1)
5. U.S. Special Revenue & Special Assessment

Obligations, etc., Non-Guaranteed

5.1 NAIC 1 17,800,172 |............. 23,476,100 |............. 35,630,664 |............. 14,565,267 95,478,401 .o 107 o 67,506,102 95,478,401

5.2NAIC 2 . 3,190 014,280 21,809 1,447,265 | 2,754,645 |... 4,241,244 |. ... 4,246,609 |... 4,241,243 |..

5.3NAIC 3 oiieeeeeneeenenesesese e e O e O e O [V 0 [ e XXX v ferereeeemeeneerineneeees O e 000 o [0 O | Y | S 0.

B5ANAICA i O e O e O 0. 0. 0. 0.

SE5NAICS .o O e O e O [V 0 [ e XXX e oo O e 000 | 0 [ 020 | 0

5.6 NAIC 6 0 0 0 0

5.7 Totals 4,009,388 17,814,457 23,497,959 37,077,929 17,319,912 99,719,645 71,752,711 99,719,644
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
SCHEDULE D - PART 1A - SECTION 1 (Continued)

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations

1 4 5 6 7 8 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
NAIC Designation 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years Over 20 Years Date Total Current Year Line 12.7 Prior Year Prior Year Traded Placed (a)
6. Industrial & Miscellaneous (Unaffiliated)
6.1 NAIC 1 .| 15,715,057 |............. 96,774,426 |............. 78,073,042 |............. 10,738,575 |........... 132,426,188 333,727,288 | 374 [ 338,063,807 70,833,735
6.2NAIC 2 .. ....22,426,510 |... .132,408,044 |.... ..23,927,592 ..3,841,117 |.. .107,870,333 |... ...290,473,596 |.. .330,970,506 |.... 117,329,797
B.3NAIC 3 ..o 2,840,000 [...ccenenvne 17,556,573 |............. 11,647,822 |............... 1,356,250 |...covvinneeee 430,400 |............ XXXecoover [ 33,831,054 B 47,894,519 . , 27,916,185
BANAIC A e e O 5,044,823 |.............. 4,545,248 ..o [V [V I D,9,0. RN RO 9,590,071 | 11 9,915,484 ..o ) I O 2,215,013 | 7,375,058
B.5NAICS ... 282,180 1,266,3% |.............. 1,311,537 | [V [ I D.9, 0, RN T 2,860,116 |-.oveeeeccicene 0.3 [ 3,123,381 | 0.3 [ [V 2,860,116
6.6 NAIC 6 0 0 0 0 XXX 0 0.0 0 0.0 0 0
6.7 Totals 253,050,260 119,505,241 15,935,942 240,726,930 XXX 670,482,125 75.2 729,967,697 77.8 444,167,234 226,314,891

7. Hybrid Securities
7.1 NAIC 1
7.2NAIC 2
7.3NAIC 3
74 NAIC4 ..
7.5NAICS ..
7.6 NAICE ..
7.7 Totals

8. Parent, Subsidiaries and Affiliates

BANAICT L
82NAIC 2 ..o

8.3NAIC3 ..
8.4 NAIC4 ..
8.5NAICS ..

BB NAICE ...

8.7 Totals

9. SVO Identified Funds
9.1 NAIC 1
9.2NAIC 2 ..
9.3 NAIC 3 ..
9.4 NAIC4 ..
9.5NAIC5 ..
9.6 NAIC 6
9.7 Totals

10. Unaffiliated Bank Loans
10.1 NAIC 1
10.2NAIC 2 ...
10.3NAIC 3 ...
10.4 NAIC 4 ...
10.5NAIC 5 ...
10.6 NAIC 6
10.7 Totals

11. Unaffiliated Certificates of Deposit
11.1 NAIC 1
11.2NAIC 2 ...
11.3NAIC 3 ...
11.4 NAIC 4 ...
11.5NAIC5 ...
11.6 NAIC 6
11.7 Totals
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
SCHEDULE D - PART 1A - SECTION 1 (Continued)

Quality and Maturity Distribution of All Bonds Owned December 31, at Book/Adjusted Carrying Values by Major Types of Issues and NAIC Designations

14.2NAIC 2 ...

..1,034,675 |...

...71,799,898 |....

....2,571,575

.. 1,447,265 |..

.105,356,629 |...

.224,732,062 |....

...182,210,042 |..

1 4 5 6 7 8 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
NAIC Designation 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years Over 20 Years Date Total Current Year Line 12.7 Prior Year Prior Year Traded Placed (a)
12. Total Bonds Current Year
12ANAICT i (D) 22,231,744 ) 117,780,611 |........... 157,123,151 |............ 66,361,852 |.......... 182,303,602 |....covvvrveeeeeeenn 0 o 545,800,960 70,833,734
12.2NAIC 2 ... 132,422,329 |.... ..23,949,451 ...5,288,382 |.. 115,449,978 |... .o 299,539,840 |.. . 117,329,798
123 NAIC 3 e (D) ... 2,840,000 ... 17,556,573 |............. 11,647,822 |............... 1,356,250 |...ccvevnene 430,409 |.....ovcvevveeereeeee 0 o 33,831,054 , 27,916,185
124 NAIC 4 o (D) s (VN A 5,044,823 |.............. 4,545,248 ..o (1 (V1 A [ 9,590,071 [oveeeeeeeeeee 1T o XK e e XK o 2,215,013 | 7,375,058
125 NAICS e (D) e 282,185 | 1,266,3% |.............. 1,311,537 [ (1 (11 A 01]() .o 2,860,116 | 023 [ XK foeeee e XXX e e 0 [ 2,860,116
12.6 NAIC 6 ... N 0 0 0 0 0 0](c) 0 0 0
12.7 TOtalS .o 47,783,629 |........... 274,070,730 |........... 198,577,209 |............. 73,006,484 |.......... 298,183,989 | 0 [(b) ....891,622,041 665,307,150 |........... 226,314,891
12.8 Line 12.7 as a % of Col. 7 5.4 30.7 22.3 8.2 33.4 0.0 100.0 74.6 25.4
13. Total Bonds Prior Year
13 ANAIC T e 18,575,007 |............. 70,821,048 |........... 188,741,360 |............ 76,461,464 |........... 179,650,171 | O [ XX e XXX o 534,249,050 |.....ccveveernnnn 56.9 |.ccnen. 460,804,650 |............. 73,444,400
132 NAIC 2 oo 9,101,796 |........... 114,028,012 |............ 57,537,958 |............. 10,269,086 |........... 152,162,099 ..o O o XXX e e XK [ 343,098,951 ..o 36.6 |.......... 224,732,062 |........... 118,366,889
13.3NAIC3 ... 1,435,563 ...26,090,784 |.... ...47,894,519 |....
134 NAIC4 ... 174,181 | 4,013,681 |..............4,803,549 |.................. 830,776 [..ocvoviriiee93,297 | O e XX e e XK i o 9,915,484 |....
13.5NAICS ... 263,265 |... .... 1,198,666 |... ) e 3,123,381 |....
13.6 NAIC6 ... 0 0 (c) 0 . 0
13.7 TOtalS .o 29,549,812 |........... 216,152,191 |........... 270,353,256 |............. 89,891,568 |.......... 332,334,558 (b) ....938,281,385 |......occvvicee 100.0 |........... 698,659,115 |.......... 239,622,270
13.8 Line 13.7 as a % of Col. 9 3.1 23.0 28.8 9.6 35.4 100.0 XXX 74.5 25.5
14. Total Publicly Traded Bonds
T4ANAIC T e 18,484,126 |............. 99,608,767 |........... 123,125,143 |............. 58,679,269 |........... 175,069,921 | 0 | 474,967,226 ... B33 | 460,804,650 |.........cocvevreee 491 (... 474,967,226

15.6 NAIC 6 .
15.7 Totals ..
15.8 Line 15.7 as a % of Col. 7

15.9 Line 15.7 as a % of Line 12.7, Col. 7,
Section 12

0

T43NAIC 3 e 0. ... 4,812,816 |.... 671,644 [ [V A 430,409 |.....ooovveveeeeeeeenn 0 [ 5,914,869 |l 007 [ 9,701,032 |.... 5,914,869
144 NAIC4 ... 0. 1,215,013 |.... 1,000,000 |..... 0 e 0f.. 3,421,371 |... 2,215,013 |..
TAE5NAIC S oo [V (1 (11 A [V 0 [ 0 e O e 000 | 0 [ 020 | 0
T4B NAIC B ..o 0 0 0 0 0 0 0
14.7 TOtalS .o e 19,518,801 |........... 177,436,49% |.......... 127,368,362 |............. 60,126,534 |........... 280,856,959 |.....cocovveveverereeen 0 [oee... 665,307,150 | 74,6 | 698,659,115 665,307,150
14.8 Line 14.7as@ % Of COL 7 ..ocvvveveeeeeeee foreeeccce R 26.7 |oooeeeeeeeeen 191 o 9.0 |eeeeeeeee 2.2 | 020 [ 100.0 [ XK | XXX oo e XK [ 100.0
14.9 Line 14.7 as a % of Line 12.7, Col. 7,
Section 12 2.2 19.9 14.3 6.7 31.5 0.0 74.6 XXX XXX XXX 74.6 XXX
15. Total Privately Placed Bonds
151 NAIC T e 3,747,618 |............. 18,171,844 |............ 33,998,008 |............... 7,682,583 |...coeenne 7,233,681 |.ooeeciieieea 0 70,833,734 | 1.9 [ 73,444,400 70,833,734
15.2NAIC 2 ... ....21,395,025 |... ...60,622,431 |.... ..21,377,876 ..3,841,117 |.. 10,093,349 |... oo 117,329,798 .. .118,366,889 |.... . 117,329,798
15.3NAIC 3 oo 2,840,000 [...ccenenvne 12,743,757 |.coeenee 10,976,178 |............... 1,356,250 |..vovoeiicicicierne 0 [ 0 | 27,916,185 A 38,193,487 . 27,916,185
154 NAIC 4 oo (V) 3,829,810 |..ccveennnne 3,545,248 | (1 (11 A [V A 7,375,058 | 0.8 |erereennd 6,494,113 | 0.7 [ D9, ORI A, 7,375,058
155 NAIC S et 282,185 |..........c.... 1,266,3% |.............. 1,311,537 [ (1 (11 A [V 2,860,116 [.oooervri 0.3 i 3,123,381 | 0.3 [ D9, ORI A 2,860,116

3.2

10.8

8.0

(a) Includes $
(b) Includes $
(c) Includes $

0 prior year of bonds with 5G| designations and $
(SVO) in reliance on the insurer's certification that the issuer is current in all principal and interest payments.
(d) Includes the following amount of short-term and cash equivalent bonds by NAIC designation: NAIC 1 $§

67,768,308 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.
............ 0 current year of bonds with Z designations and $
0 current year, $

0 current year, $

0 prior year of bonds with Z designations. The letter "Z" means the NAIC designation was not assigned by the Securities Valuation Office (SVO) at the date of the statement.

0 prior year of bonds with 6* designations. "5GI" means the NAIC designation was assigned by the
"6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.
............ 2,304,059 ; NAIC2 $
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
SCHEDULE D - PART 1A - SECTION 2

ds Owned December 31, at Book/A

Maturity Distribution of All Bon
2

djusted Carrying Values by Major Type and Subtype of Issues
6 7 8

1 3 4 5 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7 as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
Distribution by Type 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years | Over 20 Years Date Total Current Year Line 12.09 Prior Year Prior Year Traded Placed
1. U.S. Governments
1.01 Issuer Obligations .............cccveireeineincineeeens e, 2,304,060 |.....ccccceoveevirnnen 0 | 50,248,495 [ 4,235,884 |............. 29,831,882 |...ooeee. XXX e 86,620,321 [...cooviiriiieen .7 o 101,764,624 |.......ccoooveverern 108 | 86,620,321

1.02 Residential Mortgage-Backed Securities ...
1.03 Commercial Mortgage-Backed Securities

1.04 Other Loan-Backed and Structured Securities ...

1.05 Totals

... 27,066 |.

............. 50,248,495

...66,116 |..

..9,192,709 |...

3,465,318 |....

.12,835,652 |..

... 12,871,597 |...

..12,835,652 |.

N

. All Other Governments

2.01 Issuer Obligations

2.02 Residential Mortgage-Backed Securities ...

2.03 Commercial Mortgage-Backed Securities

2.04 Other Loan-Backed and Structured Securities ...

2.05 Totals

w

3.01 Issuer Obligations

3.02 Residential Mortgage-Backed Securities
3.03 Commercial Mortgage-Backed Securities

. U.S. States, Territories and Possessions, Guaranteed

3.04 Other Loan-Backed and Structured Securities ...

3.05 Totals 179,363 966,570 2,363,245 4,446,439 0 XXX 7,955,617 8,037,099 7,955,617 0

4. U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

4.01 Issuer Obligations ............cccccooioiiieniinicninieniniees foeveveceseseseeees 0 o 2,155,000 |....cccnve 2,896,153 |....ccnnvee. 2,117,581 D.9,0 VNI RN 9,183,681 [ 1.0 Jve 9,062,657 ..o 1.0 [ 9,183,682 ..o (1)

4.02 Residential Mortgage-Backed Securities ...

4.03 Commercial Mortgage-Backed Securities ..........

4.04 Other Loan-Backed and Structured Securities ... 0 0.0 0.0

4.05 Totals 0 2,155,000 2,896, 153 2,117,581 2,014,947 XXX 9,183,681 1.0 9,062,657 1.0 9,183,682 (1)
5. U.S. Special Revenue & Special Assessment Obligations

etc., Non-Guaranteed

5.01 Issuer Obligations ...........ccccoevieiiiiiiiicinciieee o 3,192 [ 5,069,044 |............. 13,072,949 |............. 23,013,425 |............. 13,617,162 [ . XK [ 54,775,772 |eeeereieeeene 6.1 | 53,952,200 |.cvorveririeiiiienne 5.8 [ 54,775,770

5.02 Residential Mortgage-Backed Securities ... 4,006,196 |. 12,745,413 |.. .10,425,010 |.. 14,064,504 |... 3,702,750 |.... .44,943,873 |.. 17,800,511 |... ..44.943,874 |.

5.03 Commercial Mortgage-Backed Securities .......... |...cccoceovvecvreennnn. [0 [0 [0 T [0 R (V1 TSR 6. ¢ G RSO 0 e 000 oo 0 e 000 oo 0

5.04 Other Loan-Backed and Structured Securities ... 0 0 0 0 0 0 . 0 0

5.05 Totals 4,009,388 17,814,457 23,497,959 37,077,929 17,319,912 99,719,645 11.2 71,752,711 99,719,644
6. Industrial and Miscellaneous

6.01 Issuer Obligations ...........cccccooeieiiiiniiiiiiiee e, 27,544,999 |.......... 199,384,618 |............. 66,873,348 |............. 12,542,268 |........... 238,743,570 |............ D.9.0, TN RN 545,088,803 |....cccovvervrrrinne 61.1 [ 600,793,598 |.....ceoveriieiennnd 64.0 |........... 351,604,487 |........... 193,484,316

6.02 Residential Mortgage-Backed Securities ... T 2,382,474 ..o 2,516,485 |.............. 1,182,234 | 1,159,096 |.............. 1,983,360 |........... D.9.0 CHUII TR 9,223,649 |..cooiriiiiicie 1.0 [ 10,255,542 |cooieiieiie 11 7,907,262 |......co.. 1,316,387

6.03 Commercial Mortgage-Backed Securities .......... [............. 9,841,364 |............. 34,785,909 |............. 38,019,600 |.......coorvrerrrereinnne 0 [ [ SO XXX oo oo 82,646,873 |..coovvieiiee 9.3 | 85,097,396 |..covoirieiiinne 9.1 | 82,646,873 |.ocvoeieicine 0

6.04 Other Loan-Backed and Structured Securities ... 1,494,915 16,363,248 13,430,059 2,234,578 0 XXX 33,522,800 3.8 33,821,161 3.6 2,008,612 31,514,188

6.05 Totals 41,263,752 253,050,260 119,505, 241 15,935,942 240,726,930 XXX 670,482,125 75.2 729,967,697 77.8 444,167,234 226,314,891
7. Hybrid Securities

7.01 Issuer Obligations ...........cccccooeioiiiiiinincniciceiee e, 0 [ O e 0 e 0 e 4,825,000 |............ D.9,0 VNI R 4,825,000 |.....ocoovrvvrrrrnnne 0.5 [ooiene, 4,825,000 |.cooveveieiiiienne 0.5 [oreeine, 4,825,000

7.02 Residential Mortgage-Backed Securities ... L0

7.03 Commercial Mortgage-Backed Securities .. P PR 0

7.04 Other Loan-Backed and Structured Securities ... 0

7.05 Totals 0

oo

. Parent, Subsidiaries and Affiliates

8.01 Issuer Obligations

8.02 Residential Mortgage-Backed Securities ...
8.03 Commercial Mortgage-Backed Securities

8.04 Other Loan-Backed and Structured Securities ...

8.05 Affiliated Bank Loans - Issued ...
8.06 Affiliated Bank Loans - Acquired
8.07 Totals
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company
SCHEDULE D - PART 1A - SECTION 2 (Continued)

ds Owned December 31, at Book/Adjusted Carrying

Maturity Distribution of All Bon
2

Values by Major Type and Subtype of Issues
6 7 8

1 3 4 5 9 10 11 12
Over 1 Year Over 5 Years Over 10 Years No Maturity Col. 7 as a % of | Total from Col. 7 % From Col. 8 Total Publicly Total Privately
Distribution by Type 1 Year or Less Through 5 Years | Through 10 Years | Through 20 Years | Over 20 Years Date Total Current Year Line 12.09 Prior Year Prior Year Traded Placed

9. SVO Identified Funds

9.01 Exchange Traded Funds Identified by the SVO XXX XXX XXX XXX XXX 0 0 0.0 0 0.0 0 0
10. Unaffiliated Bank Loans

10.01 Unaffiliated Bank Loans - Issued ..........ccoeevees foerviniiniinicc0 0 0 o0 0 [ D, 0,0 ST RN (V1 TR 0.0 e (V1 TR 0.0 e [V PR 0

10.02 Unaffiliated Bank Loans - Acquired 0 0 0 0 0 XXX 0 0.0 0 0.0 0 0

10.03 Totals 0 0 0 0 0 XXX 0 0.0 0 0.0 0 0
11. Unaffiliated Certificates of Deposit

11.01 Totals 0 0 0 0 0 XXX 0 0.0 0 0.0 0 0
12. Total Bonds Current Year

12.01 Issuer Obligations ...........ccccoeevreeincinciineiens oo 30,031,614 |............. 207,575,282 |..ccvcvenne 135,454,190 |.............. 46,355,597 |............. 289,032,561 ...708,449,194 [ 7905 [, XXX [ D.9.%, CHNRTINY RPN 514,964,877 |............. 193,484,317

12.02 Residential Mortgage-Backed Securities .......... [..cccconenne 6,415,736 |..ccovnenene 15,346,341 |.....conne. 11,673,360 |.............. 24,416,309 |......cecnnee. 9,151,428 67,003,174 |..ceeveiieiiecennn 15 o D.9,0 SN XXX v [ 65,686,788 |..........c.... 1,316,386

12.03 Commercial Mortgage-Backed Securities ........ [...c.ccoeuee. 9,841,364 ... 34,785,909 |............. 38,019,600 82,646,873 |.......cooeveeennn 923 [, XXX [ D, 9,0, CHUNIN FRTRRTN 82,646,873 |......cooveviieiiine 0

12.04 Other Loan-Backed and Structured Securities . |. ,494,915 . 16,363,248 13,430,059 33,522,800 |.

12.05 SVO Identified Funds
12.06 Affiliated Bank Loans

12.07 Unaffiliated Bank LOANS .........ccccevveevieienicniens fooriiniiiiiiics [V TR [V TR 0 o0 el 0 e XXX i s

12.08 Unaffiliated Certificates of Deposit 0 0 0 .

12.09 TOtalS ..o e 47,783,629 |....cocneenee 274,070,730 |veveneee. 198,577,209 |...ccoenveee. 73,006,484 |............. 298,183,989 |.oeeeeieieeiee [V P 891,622,041 |..cvoiiiiieinen. 100.0 [ooeeneeee. D.9.0 NI RUN D,9.0 NI RUNR 665,307,150 [....coneee 226,314,891

12.10 Line 12.09 as a % of Col. 7 5.4 30.7 22.3 8.2 33.4 0.0 100.0 XXX XXX XXX 74.6 25.4
13. Total Bonds Prior Year

13.01 Issuer Obligations ..........cccccevririniinininininens foeeiecieeens 11,979,643 |............. 182,754,959 |............. 190,820,810 |.....cecnve 67,318,000 |............. 325,561,766 L. 778,435,178 |ooeiiiiiieeeen. 830 [ 572,082,651

13.02 Residential Mortgage-Backed Securities .......... |.cccoenenee. 3,871,262 |... ...6,166,412 |.. .3,923,409 20,193,775 |.. .6,772,792 . 40,927,650 |. . . 39,336,750 |..

13.03 Commercial Mortgage-Backed Securities ........ 13,090,995 |... . 10,687,327 |.. 61,319,074 . . 85,097,3% |. . 85,097,39% |..

13.04 Other Loan-Backed and Structured Securities . |. . 16,543,493 14,289,963 . 33,821,161 |. 2,142,318 |..

13.05 SVO Identified FUNAS ........ccoeieriniieneniienens e XK i foreeees XX foreeeee e XX s XXX foreeeees XXX i o0 et XXX o XXX i o0 o000 e 0 [.

13.06 Affiliated Bank Loans ... .0

13.07 Unaffiliated Bank LOANS ..........ccocevevrininnnneninns fooeeeneicicicieeeeeens 0 o0 o0 o0 0 e XXX o XXX o XXX i o0 o000 e 0

13.08 Unaffiliated Certificates of Deposi 0

13.09 TOtAIS ..o [oeereeeeeeas 29,549,812 |............. 216,152,191 |........ee. 270,353,256 |...cceenene 89,891,568 |............. 332,334,558 938,281,385 |.eoveeveeeereeeennn 100.0 oo 698,659, 115

13.10 Line 13.09 as a % of Col. 9 3.1 23.0 28.8 9.6 35.4 100.0 74.5
14. Total Publicly Traded Bonds

14.01 Issuer Obligations ..........cccevririneiiieeeeeeeees e 3,518,100 |.cveneee. 126,277,025 |.....coeeeee 77,753,995 |.ocoveneee. 35,710,226 |............. 271,705,531 |............ ....514,964,877 ...572,082,651 oo 61,0 [ 514,964,877

14.02 Residential Mortgage-Backed Securities .6,159,337 |... . 14,364,948 |.. 11,594,767 24,416,308 |.. . ...65,686,788 |. . 39,336,750 | . ..65,686,788 |..

14.03 Commercial Mortgage-Backed Securities ........ |...............9,841,364 |.............. 34,785,909 |......c.ee.. 38,019,600 82,646,873 85,097,396 |...cooeiriiireeenn 90 82,646,873

14.04 Other Loan-Backed and Structured Securities . |.......ccccooceciicel0 i 2,008,612 122,008,612 |02 | 2,142,318

14.05 SVO Identified Funds
14.06 Affiliated Bank Loans ...
14.07 Unaffiliated Bank Loans
14.08 Unaffiliated Certificates of Deposit
14.09 Totals ...oooveeieeieiceieeeeees

14.10 Line 14.09 as a % of Col. 7 ....
14.11 Line 14.09 as a % of Line 12.09, Col. 7,

Section 12

................ 2,008,612

19,518,801
......................... 2.9

2.2

60, 126,534
......................... 9.0

6.7

15. Total Privately Placed Bonds
15.01 Issuer Obligations
15.02 Residential Mortgage-Backed Securities
15.03 Commercial Mortgage-Backed Securities

15.04 Other Loan-Backed and Structured Securities . |.

15.05 SVO Identified Funds
15.06 Affiliated Bank Loans
15.07 Unaffiliated Bank Loans
15.08 Unaffiliated Certificates of Deposit
15.09 Totals ....oceeeviieiiciiciecieicces
15.10 Line 15.09 as a % of Col. 7
15.11 Line 15.09 as a % of Line 12.09, Col. 7,
Section 12

....193,484 317
....... 1,316,386

... 206,352,527
....... 1,590,900

193,484,317
................ 1,316,386

12,879,950
......................... 5.7

1.4

17,327,030
......................... 1.7

1.9
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE DA - VERIFICATION BETWEEN YEARS

Short-Term Investments

3

Mortgage Loans

4
Other Short-term
Investment Assets (a)

5
Investments in Parent,
Subsidiaries and Affiliates

1.

12.

Book/adjusted carrying value, December 31 of prior year
Cost of ShOrt-term INVESIMENES @CQUITET ...... ..ottt ettt st e e ae e e st e eae e s be e bt ea bt ea st ea b e ea e e es e e eh e e eb e e e e e a b e e abeeabeemseen e e eaeenseenaeenbeenbeenneannenns
ACCTUAD OF ISCOUNL ... bbb bbb bbb bbb e b e bbb bbb bbb e b e b bbbt
Unrealized valuation iNCrease/(AECIEASE) .........ciuiiuiriiiiiiie ettt ettt e e sneesaeens

Total gain (I0SS) ON ISPOSAIS .....c.veuiiiiiiiiieee et

Deduct consideration received on disposals
Deduct amOrtiZatioN Of PrEMIUM ........iiiiiiii ettt ettt e st e e s bt e te e bt e bt easeesseeseeeseeeseeabeesseeaseesseasseesseeheeeheeebe e beenbeenseeaseesseeseeebeeebeeebeenseenseenseenseennenneas
Total foreign exchange change in book/adjusted CArryiNg VAIUE ..........c..ooouiiiiiiiiiii ettt b ettt et e eae e e he e et e e e bt e be et e e b e ennesaneannas
Deduct current year’s other than temporary impairMeENt FECOGNIZEM ............oiiiiiiiiiii ettt ettt ettt ettt nb e ene e
Book/adjusted carrying value at end of current period (LINES 1+2+3+4+5-8-7+8-9) ........coiiiiiiiiiiieiie ettt st sae e beebeebeenneea
Deduct total NONadMItEEd @MOUNLS ... e e e e e e e

Statement value at end of current period (Line 10 minus Line 11)

(a) Indicate the category of such assets, for example, joint ventures, transportation equipment:




N o o &

10.
1.
12.

3.2

3.3
4.1
4.2

ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE DB - PART A - VERIFICATION BETWEEN YEARS

Options, Caps, Floors, Collars, Swaps and Forwards

Book/adjusted carrying value, December 31, prior Year (LINE 10, PIIOT YEA) .......cviviuiueueueueriitieressetesetesesestsessssesesesesesesessssssssesesesesessssssssssesesesesesssssssss ssesesssssesanns 13,372,410
Cost paid/(consideration received) on additions:

2.1 Current year paid/(consideration received) at time of acquisition, still open, Section 1, ColumNn 12 .........c.ccoiiiiiiiiiii e 0

2.2 Current year paid/(consideration received) at time of acquisition, terminated, Section 2, Column 14 .............ccooiiiiiiiies v 0 0

Unrealized valuation increase/(decrease):

3.1 SCHON 1, COIUMN 17 ..o Shessessetseerees (1,154,969)

3.2 SECHON 2, COIUMN 19 ...ttt s e b e s s b b e e e e e o b b e e e e e e b b e e bt s s b b et et b taeae 2oenensns et et s esennseae s en s 0 e (1,154,969)
SSAP NO. 108 AGJUSIMENLS ........oeececeeveieececeeeeteeeseeaceesesesesesssassesesesesssasssseses s ssssssesasassssssssesesassssssssesesassssssssesesassssssnsesessssssssseses s s sssssesas s s assnsssessasanan festseseses et etatacsebetesennas 0
Total gain (loss) on termination recognized, SECHON 2, COIUMN 22 ............oiiirieueueieeiieieietete ettt sese s ese sttt sesesesesesese s sesesesesesesese s s et et eseseseseasaseseseesseseseasannennas 777,253
Considerations received/(paid) on terminations, SECHON 2, COIUMN 15 ...........cccieiiicucueteieeeeececee e teeesesaeaeteseseesseeaetesesesssaetetesesessssesesesessnsssssesesasensssssasas Soesesesessasseeesaes (24,829)
Amortization:

% =TT T o TR )13 T e TSSOSO 0

7.2 SECHON 2, COIUMN 27 ..ottt sttt e s e s s b b e e 2 st s b b et e e £ e e b e b e e et e e b b et e bt s e s b b et et et eseae 2oesensns et et s asennseae st en s 0 0
Adjustment to the book/adjusted carrying value of hedged item:

8.1 SECHON 1, COIUMN 20 ...ttt ettt ettt a bt s e s s b e b e e £ 2a st b b et e e e e o b e b e e et e e e b b et e bt s s b e b et et b taeae 2oesensns et et s esennseae s s s s 0

8.2 SECHON 2, COIUMN 23 ..ottt ettt et a st et a2 e s e s s s e s s et s et e s e s eseas s s s s et s e s et e s e s esessas s s et et eseseasas s st eseseses Hebebebeeetneneeaebebebebeeeae e 0 0
Total foreign exchange change in book/adjusted carrying value:

9.1 SECHON 1, COIUMN T8 ...ttt ettt e et s e s e e e e e e e e e S e e e 2 se s e 2 ee s a2 e s s e s e s e b s e s e s ns e s e s e s s essnsesaeen b esecbeseceses (1,727,055)

9.2 SECHON 2, COIUMN 20 ...ttt ettt b et e et s o b et e s e s e e b e b e e £ 2a e st b b et e e Ea e b e h e e et e e et h b et et e s e b e b et et et s eaeaa 2oesensnseae st esennsnte s san s 0 e (1,727,055)
Book/adjusted carrying value at end of current period (LINES 1+2+3+4+5-8+T+849) .......ceuiiiireireeeeeieeeeceeteteeeeeeecaeteeseseeseae s et ensssassesesesssssssesesenssssaesa sestsesesenenanas 11,292,468
(DTt [N Tet g ToTgFoTo a1y (=To IR EoT T £ SN 0
Statement value at end of current period (LiNe 10 MINUS LINE T1) ......cvirueuiieieececeeeieeeeectcte et eeeescaete e e e esssaste s esesssaesesesesssssesesesesssssesasessssnssessesessnsnsnes csebesesessacnas 11,292,468

SCHEDULE DB - PART B - VERIFICATION

Futures Contracts

Book/Adjusted carrying value, December 31 of Prior yar (LINE B, PrIOI YBAI)........c..itiiiiiieieieeee ettt e et et et et et et es Saeeseeaeese e e e s e e s e s e naeea

Cumulative cash change (Section 1, Broker Name/Net Cash Deposits Footnote - Cumulative Cash Change Column)

Add:
Change in variation margin on open contracts - Highly effective hedges
3.11 Section 1, Column 15, CUrrent YEar MINUS ...........coerieieriiiiiieieieieis coresiesie e
3.12 Section 1, COIUMN 15, PHIOT YEAI .....ciuiiiiiiiiiiiiiiie ittt sareabesre et sr et sr e st e sr e sre s sabessessesresresaesresresresne e
Change in variation margin on open contracts - All other
3.13 Section 1, Column 18, CUrrent YEar MINUS ...........couerierierieiiiieieieieies cerrsesiese s
B2 B Y=o o] o N TR @] [T o o Ty K oy T T = TSR
Add:
Change in adjustment to basis of hedged item
3.21 Section 1, Column 17, current year to date MiNUS ..........cccceiiiiiiiiis corieieie e
3.22 Section 1, Column 17, prior year ........... e p— Jpp— . . (RS e

Change in amount recognized

3.23 Section 1, Column 19, current year to date
3.24 Section 1, Column 19, prior year plus ........J ... NN ... U@V - BB

3.25 SSAP NO. 108 AGJUSTMENES ......oiuiiiiiiiiiiee et eis cabe it e it e s e s e s r e s b e s b e s b e s b e abees Sabesbe st e ab e s b e s b e s b e s b e s b e s b e s b e es Seseeaee e e e
Subtotal (Line 3.1 minus Line 3.2)

Cumulative variation margin on terminated contracts during the year (Section 2, Column 15) ............cooiiiiiiiiiiiinie
Less:

4.21 Amount used to adjust basis of hedged item (Section 2, Column 17) . ..o,

4.22 Amount recognized (Section 2, COlUMN 16) .........ccoiiiiiiiiiiiiiiiiiin e

4.23 SSAP NO. 108 AJUSEMENLS ...t eateare e s e e sbe s besbeste st e st e saesresresne e e sne e
Subtotal (Line 4.1 minus Line 4.2)

Dispositions gains (losses) on contracts terminated in prior year:

5.1 Total gain (loss) recognized for terMINAtIONS IN PHIOT V@I .........iuiiiiiiiie ittt bbb bbbt bbb bbb e Rt bbbt R bt bbb e b Seseeae e s s e e e e e e naes
5.2 Total gain (loss) adjusted into the hedged item(s) for terminations IN PrIOT YEAI ..........ciiiiiii ettt Sese e e e e e e
Book/adjusted carrying value at end of current period (LINES 1+2+3.3-4.3-5.1-5.2) .......cciiiiiiiiiiiii bbbt bbbt b b 2aee e

Deduct total nonadmitted amounts

Si11



ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

Schedule DB - Part C - Section 1 - Replication (Synthetic Asset) Transactions (RSATs) Open

NONE

Schedule DB-Part C-Section 2-Reconciliation of Replication (Synthetic Asset) Transactions Open

NONE

SI12, SI13
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE DB - VERIFICATION

Verification of Book/Adjusted Carrying Value, Fair Value and Potential Exposure of all Open Derivative Contracts

Book/Adjusted Carrying Value Check

Part A, SECHON 1, COIUMN 14.......iuiiieiiieitiecte ittt ee et et e e e e e e e 2 a2 e e e ee St s e ee st et st ns s rnsene febseebseeases 11,292,468
Part B, Section 1, Column 15 plus Part B, Section 1 Footnote - Total Ending Cash Balance ..............ccoooeiiiiiiiiiiiiiiiiies e 0
TOtal (LINE 1 PIUS LINE 2) ...ttt ettt et e e st e e e e ea e e s e e s e e as e ea s e ea e e em e e ea e e eae e st e naeenseenneanseeneeeneenneenneannen
Part D, SECHON 1, COIUMN B .......iuiuieitiiteiite ettt ettt a e s s e s a2 s s s s e s e s s n s s s s s s s s s s s et ensesensesnaess febssebaseesses 11,358,597
Part D, SECHON 1, COIUMN 7 ......iuiiiiieieei ettt 2 s s e s £ s e s s e s e e s e st n s et s st nsesnsesnsens febssebseesnseerses (66,129
Total (Line 3 MIiNUS LiNE 4 MINUS LINE 5) .....eiuiiiiiiiie ittt ettt ettt ae e s b e e s b e et e e bt e bt st e snnesaeesaeas

Part A, Section 1, Column 16
Part B, Section 1, Column 13

TOtal (LINE 7 PIUS LINE B) ...ttt ettt ettt e st e e et e e st e ea e e s e e s e e ae e ea s e e s e e em e e ea e e eae e s e e mseenseenneanseeneeeneennnenneannen

Part D, SECHON 1, COIUMN O ...ttt et a e ea e e st e ea e e h e et e e as e e s e e e s e e emeeea e e es e e eseenneenbe e s e enseanseenneanne taesssesssessses

Part D, SECHON 1, COIUMN M0 ......ouiuiueeeececeeeeee ettt eae et e asae s et et es s s s saesesessasssssseses s ssssesesassssssssssssasassssssssesasanananas | Aesesesssssassssesasns (66,129

Total (Line 9 minus Line 10 minus Line 11)

................. 11,292,468

Potential Exposure Check

Part A, SECHON 1, COIUMMN 27 ..ottt ettt sttt bttt et b et se et s b st se s bbb s e es s e b s s s et s e b st sssnses et sessnsnsnses febebesssnsstestenanns 617,061
Part B, SECHON 1, COIUMN 20 .......iiiiieueiiuiiiiiiiisieteteteses ettt sttt teses et eseesesesesesese s s s ssesesesesese e se s e s esebesesene e se s esesesesesene s ssasasese  febebebestatatneneetebebebnanaeas 0
Part D, SECHON 1, COIUMN 12 ......ouiiiiiiiiieiieieteie ettt ettt s et s s s s s s s e bbb sn s et et ssssssn s et et s s s ansesesessnsnsnse febebesssnsscesteranns 617,061

Total (Line 13 plus Line 14 minus Line 15)

Si14



ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE E - PART 2 - VERIFICATION BETWEEN YEARS

(Cash Equivalents)
1

2 3 4
Money Market
Total Bonds Mutual funds Other (a)
1. Book/adjusted carrying value, December 31 Of Prior YEar ...........cccocveueuevenas |oeeceeererencrcunnns 946,288 |......ccvverenee 946,288 |.....ocvcvererereecereeenennn 0 o
2. Cost of cash equivalents aCQUIrEd .............cccceueuevercucueeeeeeeeceeeee e eeeeseeaeeeeenas e 55,878,911 | 55,878,911 [0
3. ACCIUAI OF DISCOUNL ...t [enessnessnesenes 253,861 [ 253,861 [ 0 [
4. Unrealized valuation inCrease/(deCrease) ..........ccovereereeneeienieeniesieseeseens |oereeiieenieein e [V N 0 Jveeeeererenrnsereeeed 0 o
5. Total gain (105S) 0N diSPOSAIS ........coueiiiiiiiiiiieieieeeeee e |oe e (O O 0 Joreeeeeeeeeeeeeeeeieeeend 0 o
6. Deduct consideration received on diSPOSAlS ............c.ccceeveveveveierereriiieeeeeiens oeeeeeenenenens 54,775,001 |..cvvvinnne 54,775,001 |.oveveiieeeeiieeeend 0 o
7. Deduct amortization of Premilm ..........ccoiiiiiiiieiieii e e [0 [0 RN | N SRR
8. Total foreign exchange change in book/adjusted carrying value ............cccco. foveiiiinnniiniiciic, [V N 0 Jveeeeererenrnsereeeed 0 o
9. Deduct current year’s other than temporary impairment recognized ............. |.oeeoeeieeieiiiiniiicis (O O 0 Joreeeeeeeeeeeeeeeeieeeend 0 o
10. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-
TH8-9) o [ree s 2,304,059 |.....ooovvrenne 2,304,059 | 0 [
11.  Deduct total nonadmitted @MOUNES ..............cooveveueueuiiiiieieeeeeeeceee e [eeee e [V N 0 oo 0
12. Statement value at end of current period (Line 10 minus Line 11) 2,304,059 2,304,059

(a) Indicate the category of such investments, for example, joint ventures, transportation equipment:

SI15




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

Schedule A - Part 1 - Real Estate Owned

NONE
Schedule A - Part 2 - Real Estate Acquired and Additions Made
NONE
Schedule A - Part 3 - Real Estate Disposed
NONE

EO1, EO2, EO3
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE B - PART 1

Showing All Mortgage Loans OWNED December 31 of Current Year
1 2 Location 5 6 7 8 Change in Book Value/Recorded Investment 14 15
3 Book 9 10 11 12 13
Value/Recorded Current Year's Date of
Investment Unrealized Other-Than- Total Foreign Last
Excluding Valuation Current Year's Temporary Capitalized Exchange Value of Appraisal
Loan Date Rate of Accrued Increase/ (Amortization)/ Impairment Deferred Interest Change in Land and or
Loan Number Code City State Type Acquired Interest Interest (Decrease) Accretion Recognized and Other Book Value Buildings Valuation
....12/08/2008 ...[.....ccunnnnnnnnee K 1 614,301 O fce [V O 1,755,000 |...08/25/2021 ...
... 12/06/2011 .. ....6.400 ..1,5611,866 1) 0. 43,511,820 |...08/31/2022 ...
WILKIN .. MN.... ...06/06/2014 .. ....4.030 193, 162 0. L 0f... ....566,990 ... 09/06/2019 ...
KINGS ... ...10/02/2014 .. ....4.500 .. 5,369,392 0. 0. ..26,440,690 |...02/05/2020 ...
DESOTO ... ...12/03/2014 .. ....3.850 0. L 0f... ..43,492,850 |... 05/25/2022 ...
JACKSON . ...11/09/2016 .. ....3.580 1) 0. . 2,402,400 |...09/26/2021 ...
SCOTT ... 11/17/2016 .3.400 |.. ..1,552,588 |.. 0 0 .6,181,470 |...08/20/2021 ...
HAMILTON 01/04/2017 .3.650 |.. ..695,176 |.. 0 0 .3,967,270 |...08/20/2021 ...
SUBLETTE 12/21/2016 .3.350 |.. .. 1,261,083 |.. 0 0 .9,060,070 |...08/20/2021 ...
LA SALLE ... IL... ...01/12/2017 .. ....5.630 .5, 174,747 0. 0. 11,255,510 (... 09/01/2021 ...
LAFAYETTE .... Mo... ...11/30/2016 .. ....3.890 0. L 0f... .2,842,960 |... 1272172021 ...
.. ...01/06/2017 .. ....2.840 0. 0. . 2,556,750 |... 10/29/2021 ...
200636 .....ooeeieiieiii | s KINGS ..o LR FPPPPPPPPPPPPPPTR N .03/02/2020 ...[......unnnnnneeeees 3.900 [oonnennnnnnnnees 2,077,730 0 0 10,234,260 |... 02/05/2020 ...
0199999. Mortgages in good standing - Farm Mortgages 29,600,696 0 0 0 164,257,040 XXX
702885 DALLAS ... ...12/28/2016 .. ....4.650 0. .0} . 2,432,477 |...08/01/2023 ...
LOS ANGELES .. CA.. ...12/09/2016 .. ....3.360 0. 0. ....675,950 [...06/01/2023 ...
BROOKFIELD ... .. ...01/30/2017 .. ....3.910 0. 0. ....563,001 |...09/01/2023 ...
CA.. ...12/16/2016 .. ....3.400 1) 0. .1,869,011 ... 11/01/2022 ...
SAN FRANCISCO .. . [CA.. ...02/08/2017 .. ....4.340 .... 800,000 0. .0} .1,205,363 |...06/01/2023 ...
702901 cofeeeeeeee. |FARGO L.uennnnnens ... [ND... ...02/01/2017 .. ....4.610 415,661 0. . 0].. ....793,151/...11/01/2023 ...
0599999. Mortgages in good standing - Commercial mortgages-all other 3,908,450 0 0 0 7,538,953 XXX
0899999. Total Mortgages in good standing 33,504, 146 0 0 0 171,795,993 XXX
1699999. Total - Restructured Mortgages 0 0 0 0 0 XXX
2499999. Total - Mortgages with overdue interest over 90 days 0 0 0 0 0 XXX
3299999. Total - Mortgages in the process of foreclosure 0 0 0 0 0 XXX
3399999 - Totals 33,504, 146 0 0 0 171,795,993 XXX

General Interrogatory:
Mortgages in good standing $
Restructured mortgages $

Mortgages with overdue interest over 90 days not in process of foreclosure $

1.

2.
3.
4

Mortgages in process of foreclosure $

.................................. 0 unpaid taxes $
.................................. 0 unpaid taxes $

0 unpaid taxes $

0 unpaid taxes $

......................... 0 interest due and unpaid_
-...0interest due and unpaid.

.................................. 0

0 interest due and unpaid.

interest due and unpaid.
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE B - PART 2

Showing All Mortgage Loans ACQUIRED AND ADDITIONS MADE During

the Current Year

1 Location 4 5 6 7 8 9
2 3 Additional
Loan Actual Cost at Investment Made Value of Land
Loan Number City State Type Date Acquired Rate of Interest Time of Acquisition After Acquisition and Buildings

3399999 - Totals
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED, Transferred or Repaid During the Current Year
1 Location 4 5 6 7 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 11 12 13 Book Value/

Recorded Current Recorded

Investment Year's Other- Total Investment Foreign

Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total

Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ |(Amortization)| Impairment | Interestand | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal

192967 oo LA SALLE oo o, L ) M 12/15/2008 .....|...... 11/16/2023 .....|............ 104,522 [ O e [V [V [V [V [V A 104,522 |............ 104,522 [.cooeeeeiiiieinns L O | )
702514 . THE WOODLANDS .....coeeeeeeeiiiiiiiiiiiiien foiiiiiiiinnees S AP PPPPRN AP 03/21/2013 .....|...... 03/31/2023 .....]......... 22,999,467 |..oovvvveeenienenn 0 i, 533 | [ [\ A 533 | 0f....... 23,000,000 |........ 23,000,000 [.eeeeiiiiiiiiinnnn [0 Y ) Aoy
0199999. Mortgages closed by repayment 23,103,989 533 0 0 533 0 23,104,522 23,104,522 0
FARM MORTGAGES ................... B R ASOPPOPPPPPPPN AOUUUUUURRR ISPPPPPPPPPP RO R 0 [ O (I [V (I [V 0 feinnns 2,170,830 |.......... 2,170,830 [.oeeeeiiiiiiiienns (VN N | I F
COMMERCIAL MORT .........coeeenns S O e e e AP Y [0 e (] [\ [V [\ [V [V O 144,897 |............ 144,897 |.oovvveeeiieeees Ol O e
0299999. Mortgages with partial repayments 0 0 0 0 0 0 2,315,727 2,315,727 0

0599999 - Totals

23,103,989

25,420, 24

25,420,249
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE BA - PART 1

Showing Other Long-Term Invested Assets OWNED December 31 of Current Year

1 2 3 Location 6 7 8 9 10 11 12 Change in Book/Adjusted Carrying Value 18 19 20
4 5 NAIC 13 14 15 16 17
Designation, Current
NAIC Current Year's Total
Designation Book/ Year's Other- Foreign
Modifier Adjusted (Depre- Than- Capital- | Exchange Commit-
and Carrying ciation) |Temporary ized Change in ment
SVO Value Unrealized or Impair- | Deferred Book/ for Percen-
CuUsIP Admini- Date Type Less Valuation | (Amorti- ment Interest | Adjusted Invest- | Additional | tage of
Identi- Name of Vendor strative Originally and Actual Fair Encum- Increase/ | zation)/ Recog- and Carrying ment Invest- | Owner-
fication Name or Description Code City State or General Partner Symbol Acquired | Strategy Cost Value brances | (Decrease) | Accretion nized Other Value Income ment ship
000000-00-0 . [LANDMARK EQUITY XIV LP ..oevvvvvininninnnnnnnnnns LANDMARK .. [ e e 12/19/2008 ... |...... Bovvviid]eeennn 717,727 ... 299,603 |.......... 299,603 |............. 4,285 oo O e O [ O e O e 0. 130,349 | 0.472
000000-00-0 . [LIFE INS COMMUNITY INVT LLC ..|LIFE INSURANCE COMMUNITY 0170171999 . feveennn v e 471,11 [l 551,396 .l 851,396 (e (57T 0 [ O e O e O e O [ O 0.547
000000-00-0 . |MASSACHUSETTS CAP RESOURCE CO . BOSTON MASSACHUSETTS CAPITAL RESOURCE . ..08/30/1996 ... [cuvunnverenn e 3,717,981 [l 4,767 171 | 4767 171 | (415,244) ) 0 [ O e O e O e O e O e 4.593
000000-00-0 . [MASSACHUSETTS CAP RESOURCE LP BOSTON .. MASSACHUSETTS CAPITAL RESOURCE . ..08/30/19%6 ... [..unveeeen fonnnnn 5,413,706 |....... 7,264,876 |....... 7,264,876 |.......... 228,015 |t O feeeeenneeeeenn O [t O e O e O e O e, 4.593
000000-00-0 . [ODYSSEY INVESTMENT IV LP ..o [ oo NEW YORK ..| ODYSSEY INVESTMENT PARTNERS ... 12/23/2008 ... [...... 3o fenninnnnnn 13,189 [l 63,193 |l 63,198 083,065 | O [ O e O e O e 0l 83,333 0.410
................ Summary Line Adjustment ........ooccviiiiiiiiiiins Jooneennes | oiiiiiiiiiiiieeciiieeees feeeeeeeeii e | e eees feriieeees ceeeeesies [ s ......0.000
1999999. Joint Venture Interests - Common Stock - Unaffiliated 10,333,664 12,946,239 12,946,239 (155,699) 0 0 0 0 213,682 | XXX
TEACHERS INSURANCE & ANNUITY ASSOCIATION OF |
878091-BF-3 .. [AMERICA .....oooeeiiiiiiiiiiiiiiiiiieeeeeeeeeee [ NEW YORK ...eeeeeeeeeiiininiiiiiiinns founnnnns NY......... WELLS FARGO SECURITIES ........cceeeeeeen. |oneee 1.0 FE ......[|... 07/17/2019 ... ]eeeeee v oo 2,029,256 |........ 1,630,528 |........ 2,013,636 |......ooeeeennn [ (3,757).cceeeeeinnns [V R L R, 0 80,063 |............... 0f..... 0.000
2799999. Surplus Debentures, etc - Unaffiliated 2,029,256 1,630,528 2,013,636 0 (3,757) 0 0 80,063 o] XXX
6099999. Total - Unaffiliated 12,362,920 14,576,767 14,959,875 (155,699) (3,757)] 0 0 80,063 213,682 [ XXX
6199999. Total - Affiliated 0 0 0 0 0 0 0 0 0] XXX

12,362,920 (155,699)

(3,767),

213,682

6299999 - Totals 14,576,767 14,959,875 0 80, 06:
1.

Line  Book/Adjusted Carrying Value by NAIC Designation Category Footnote:
Number

1A .0 1B.. L5 L0 1D.S 2,013,636 1E .8 ..o, 0 TF .8 i 0 1G98 e, 0

1B ...0 2B.. L5 .0

1C ....0 3B.. LS .0

1D 0 4B.. .$ .0

1E 0 5B.. 5. .0

1F .0
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE BA - PART 2

Showing Other Long-Term Invested Assets ACQUIRED AND ADDITIONS MADE December 31 of Current Year

1 2 Location 5 6 7 8 9 10 11
4
Date Type Actual Cost Additional
CUsIP Name of Vendor Originally and at Time of Investment Made Amount of Percentage of

Identification Name or Description State or General Partner Acquired [ Strategy Acquisition After Acquisition Encumbrances Ownership
000000-00-0 ......... LANDMARK EQUITY  XIV LP e SIMSBURY .veeeiiiieeieieiecccccccccccecceeeceees [eeeeeeens [ P LANDMARK ...ttt ....12/19/2008 ...|...... B0 L 1,523 [oeeeeeieiiiiiiiiiiinneenenn0 0.472
000000-00-0 ......... MASSACHUSETTS CAP RESOURCE CO BOSTON .. P FOR MA......... MASSACHUSETTS CAPITAL RESOURCE ... ...08/30/19% .. ... 434,054 |...
000000-00-0 . ..| MASSACHUSETTS CAP RESOURCE LP . | BOSTON .| MASSACHUSETTS CAPITAL RESOURCE 08/30/1996 ..

....................... Summary Line Adjustment . .

1999999. Joint Venture Interests - Common Stock - Unaffiliated

6099999. Total - Unaffiliated

6199999. Total - Affiliated

854,237
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE BA - PART 3

Showing Other Long-Term Invested Assets DISPOSED, Transferred or Repaid During the Current Year

1 2 Location 5 6 7 8 Change in Book/Adjusted Carrying Value 15 16 17 18 19 20
3 4 9 10 11 12 13 14
Book/ Current Book/
Adjusted Year's Total Total Adjusted
Carrying Current Other- Change in| Foreign Carrying
Value Year's Than- Capital- Book/ |Exchange Value Foreign
Less [Unrealized| (Depre- |Temporary| ized Adjusted |Change in Less Exchange
Encum- | Valuation | ciation) or| Impair- | Deferred | Carrying Book/ Encum- Gain Realized Total
Date brances, | Increase/ | (Amorti- ment Interest Value Adjusted brances (Loss) Gain Gain Invest-
cusip Name of Purchaser or Originally | Disposal |  Prior (De- | zation) | Recog- and (9+10- | Carrying on Consid- on (Loss)on | (Loss)on | ment
Identification Name or Description State Nature of Disposal Acquired Date Year crease) | Accretion | nized Other 11+12) Value Disposal eration Disposal | Disposal | Disposal | Income
000000-00-0 ..... LANDMARK EQUITY XIV LP SIMSBURY ... N PR [ U CAPITAL DISTRIBUTION . 12/19/2008 ..|. 02/24/2023 .. L0 .0 s 0 ... o0 et 0
000000-00-0 ..... MASSACHUSETTS CAP RESOURCE CO .. |BOSTON ... . .| CAPITAL DISTRIBUTION .. .. |- 08/30/1996 ... 01/19/2023 . 1, N 0. N . 1,137,539 |. 0. . 849,690
000000-00-0 ..... MASSACHUSETTS CAP RESOURCE LP . | BOSTON ... .| CAPITAL DISTRIBUTION .. .. |- 08/30/1996 ..|. 10/05/2023 . . N 0. 0 . 434,054 |. 0. . 434,054
000000-00-0 ..... LIFE INS COMMUNITY INVT LLC BOSTON ... CAPITAL DISTRIBUTION . 01/01/1999 ..]. 05/31/2023 .. .0 .. .0 . 14,094 L0 0 0 14,094
1999999. Joint Venture Interests - Common Stock - Unaffiliated 1,675,505 0 0 0 1,675,505 377,667 0 0 0 1,297,838
6099999. Total - Unaffiliated 1,675,505 0 0 0 1,675,505 377,667 0 0 0 1,297,838
6199999. Total - Affiliated 0 0 0 0 0 0 0 0 0 0

6299999 - Totals 1,675,506 0 0 0 0 0 0 1,675,505 377,667 0 0 0 1,297,838




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE D - PART 1

Showing All Long-Term BONDS Owned December 31 of Current Year

(1=

1 2 Codes 6 7 Fair Value 10 11 Change in Book/Adjusted Carrying Value Interest Dates
3| 4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
Desig-
nation,
NAIC Total
Desig- Foreign
F nation Current Exchange
o Modifier Year's Change
r and Rate Current Other- in
C| e SVO Used to Book/ Unrealized Year's Than- Book/ Admitted Stated
o i Admini- Obtain Adjusted Valuation (Amor- | Temporary | Adjusted Effective Amount Amount Contractual
CuUsIP d g | Bond | strative Actual Fair Fair Par Carrying Increase/ | tization)/ [Impairment| Carrying Rate Rate | When Due and Received Maturity
Identification Description e n Char_[ Symbol Cost Value Value Value Value (Decrease) | Accretion |Recognized Value of of Paid Accrued During Year Acquired Date
912803-CH-4 ..... UNITED STATES TREASURY SENIOR GOVT_BND .............. A 14,987,900 |...78.2420 |....ennnn.enn 26,211,133 |oeevennnens 33,500,000 (U 981,885 [...evieieinnnnnn (VI 0 |eeen 3.844 |...... 3844 IN/A Lo [0 | 0 [....03/31/2009 ...|....05/15/2030 ...
912803-CK-7 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... A . 13,140,160 |...76.5700 |... ... 24,502,500 |.... 32,000,000 |.. 0 [ 953,404 o0 [0 e 4.101 |...... 4.101 ....03/11/2009 ...|....02/15/2031 ...
912810-PU-6 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... A . 112.0940 |... ....320,000 |.. O R ¢72(/ ) N N | I RPN | ) AN 5.000 |...... 4.864 ....10/10/2007 ...|....05/15/2037 ...
912810-PX-0 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... A . 106.5310 |... ..230,000 |.. 0 [ (388) |0 o0 e 4.500 |...... 4.208 ....11/13/2008 ...|....05/15/2038 ...
912810-0A-9 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... A ...94.9380 |... .1,000,000 |.. . O s 1,139 |0 [0 e 3.500 |...... 3.704 . 35,000 |....03/04/2009 ...|[....02/15/2039 ...
912810-0H-4 ..... UNITED STATES TREASURY SENIOR GOVT_BND ... A . 104.1560 |....cevnnnnnns 2,655,984 |.... .2,550,000 |.. ....2,697,915 JL I O (< 151515 ) ARt | B IR | ) FOU 4.375 |...... 3.893 .. 111,563 |....08/12/2010 ... |....05/15/2040 ...
912810-SF-6 ..... UNITED STATES TREASURY SENIOR GOVT BND ... A . ...81.7190 |... ... 24,499,281 |.... 29,980,000 |.. ...29,831,881 O ... 3,889 |0 i 0 ) 3.000 |...... 3.028 .. 899,400 |....03/19/2019 ...|....02/15/2049 ...
0019999999. Subtotal - Bonds - U.S. Governments - 62,238,722 [ XXX 79,421,995 99,580,000 84,316,262 0 XXX XXX ,072,313 XXX XXX
36202E-T3-3 ..... GOVERNMENT NATIONAL MORTGAGE A POOL# 004 ‘ A 213,788 |. 103.4100 |.......eevvnnnnns 217,609 |oevveeniiiiinnnnn 210,434 |ooveeeiiiiiinnn 212,728 | (U RN (2 ) 1 U | I AU | B R 6.000 |...... 5.746 [MON ..... [oeeeevnnennnnnna1,082 |oiiiinnnnnns 12,626 |....05/29/2008 ... |[....06/20/2038 ...
38382A-7N-9 ..... GOVERNMENT NATIONAL MORTGAGE A SENIOR AG ...eevveeneafors venfvnnnnns 4 s | 1A s 12,646,484 |...80.4370 |............. 10,054,686 |.......ennnnt 12,500,000 |-.eeennnenees 12,622,924 |...oooeeennnnnns 0 fooeeeeeeea (5,576) |oeveenineeeeenn0 o0 [ 3.000 |...... 2.935 375,000 |....12/06/2019 ...|....11/20/2049 ...
0029999999. Subtotal - Bonds - U.S. Governments - Residential Mortgage-Backe:

Securities 12,860,272 | XXX 10,272,295 12,710,434 12,835,652 0 (5,859) 0 0 XXX XXX XXX 32,302 387,626 XXX XXX
0109999999. Total - U.S. Government Bonds 75,098,994 | XXX 89,694,290 112,290,434 97,151,914 0 1,927,525 0 0 XXX XXX XXX 403,048 1,459,939 XXX XXX
0309999999. Total - All Other Government Bonds 0] XXX 0 0 0 0 0 0 0| XXX XXX XXX 0 0 XXX XXX
13063A-5G-5 ..... CALIFORNIA  STATE OF MUNITAX_BND GO ...ccvvvnnvvvvnnnn fon ven | unnnns T LACFE s 741,043 [. 126.2610 |.................536,609 |...........cee.n 425,000 [..oeeiirnnnnnnns 689,590 [.oovevvvvnnnnnn0 oeeinnnnn (13,978) [0 o0 e 7.550 |...... 2.584 [AO oot eviinieeees 8,022 |oveeeiiiinnn 32,088 |....03/06/2020 ...|....04/01/2039 ...
13063B-JC-7 ..... CALIFORNIA  STATE OF MUNITAX_BND GO .. oo |- 1.CFE ..)... 3,988,176 |. 127.3240 |... .2,400,000 |.. 3,756,849 |oeiieiiiin0 e (59,847 |0 [0 7.600 |...... 3.222 |WN ...... .... 30,400 |... ...12/10/2019 ...|....11/01/2040 ...
419792-YV-2 ..... HAWAIT  STATE OF MUNITAX_BND GO . U [UUUU A IO S =R A ..460,000 |...83.0840 |... ... 460,000 |.. 0 ... . 0 e 1.3%6 |...... 1.395 [FA ...... e 2,674 |... ...6,417 |....08/06/2020 ...|....08/01/2030 ...
452151-LF-8 ..... ILLINOIS STATE OF SENIOR MUNITAX BND GO ......eeevvefovn voefvvmnnns] cevunnnnns L AGFE | 3,081,180 |...98.9440 |.............. 2,968,320 |...ccevunnnnns 3,000,000 |.eeeeunnnnns 3,049,178 [..oovvnninees (V)] R (7,857) [oeeeennnes (U 0 |...... 5.100 |...... 4757 [ coeeeee foeeeiiinies 12,750 foooiiiiinnnnns 153,000 [....05/29/2019 ...|....06/01/2033 ...
0419999999. Subtotal - Bonds - U.S. States, Territories and Possessions - Issuer

Obligations 8,270,399 | XXX 6,942,891 6,285,000 7,955,617 0 (81,482) 0 0 XXX XXX XXX 373,905 XXX XXX
0509999999. Total - U.S. States, Territories and Possessions Bonds 8,270,399 | XXX 6,942,891 6,285,000 7,955,617 0 (81,482) 0 0| XXX XXX XXX 373,905 XXX XXX
442331-3-8 ..... HOUSTON CITY OF MUNITAX_BND GO e [ 1D FE L 3,673,413 |...89.0960 |... .3,190,000 |.. ... 3,609,600 0 e (16,894) |0 o0 el 30961 | 3.022 [MS ...... .. 126,356 |....01/16/2020 ...|....03/01/2047 ...
54438C-PA-4 ... LOS ANGELES CALIF CMNTY COLLEG MUNITAXB .... .| 1.BFE ..|... . 124.6850 |... O e (2,443) o0 [0 0008750 | 4.937 [FA ...... ... 28,350 [....03/18/2020 ...|....08/01/2049 ...
725209-PC-8 ... PITTSBURGH PA MUNITAX_BND GO .. 1.DFE ..|... . ...88.7740 |..ccevnnnnnnns 1,913,080 |.... ....2,155,000 O 0 0 0 el 1559 | 1.559 [MS ...... . 33,59 |....08/06/2020 ...|[....09/01/2028 ...
797355-02-3 ..... SAN DIEGO CALIF UNI SCH DIST SENIOR MUNI .. Q.. S eeeeeeeee 1D FE L .. 1,611,960 )...82.5320 |.......oeeees 3,301,280 |.... . .. ....2,896,152 0 ]........ 140,362 |..oooeeiiennnn 0 oo 0)00005.080 .l 5.030 [N/A ..... ....08/02/2012 ...|....07/01/2030 ...
0619999999. Subtotal - Bonds - U.S. Political Subdivisions - Issuer Obligations 7,971,929 | XXX 8,580, 199 9,765,000 9,183,681 0 121,025 XXX XXX 188,302 XXX XXX
0709999999. Total - U.S. Political Subdivisions Bonds 7,971,929 | XXX 8,580,199 9,765,000 9,183,681 0 121,025 XXX XXX 188,302 XXX XXX
01026C-AD-3 ..... ALABAMA ECON SETTLEMENT AUTH SENIOR MUNI .... . 1.GFE ..|.. .. 5,066,800 |...95.9730 |.....unnnnnnnn 4,798,650 |.... ....5,038,247 O e (8,157) [0 o0 el 40263 | 4.104 [MS ...... ..213,150 |....12/18/2018 ...|....09/15/2032 ...
072024-PY-2 ..... BAY AREA TOLL AUTHORITY SUB MUNITAX_BND .1EFE ... ...4,063,392 |. 126.0400 |.............. 3,024,960 |.... ... 3,922,792 JLO U (V< .7 AR N RPN | SN o 1841 A AN 3.249 | A0 ...... .. 165,768 |....01/21/2020 ...|....10/01/2080 ...
155498-DV-7 ..... CENTRAL TEX REGL MOBILITY AUTH SENIOR MU .... . 1.GFE ..|.. .. 1,068,420 |. 103.1240 |.............. 1,031,240 |.... ....1,012,514 O e (7,919) [0 feeeeeieeeeeeenl0 022225000 |- 4131 (I ....... 50,000 |....11/12/2015 ...|....01/01/2045 ...
235036-6R-6 ..... DALLAS FORT WORTH TEX INTL ARP MUNITAXB .... .1EFE ... ...1,734,918 |...87.4990 |.............. 1,487,483 |.... 1,722,742 0 | L (3,663) [0 |0 [ 2,046 1.803 ...08/07/2020 ...|....11/01/2029 ...
235036-65-4 ... DALLAS FORT WORTH TEX INTL ARP MUNITAXB .... |- LEFE L. ...85.5680 |... O e (632) [0 e l0 el 2.096 |- 1.853 ....08/07/2020 ...|....11/01/2030 ...
414008-CU-4 ..... [HARRIS COUNTY CULTURAL EDUCATI MUNITAXB . .. 1.F FE .. ...82.5700 |. .0 .3.343 ....10/21/2020 .. 11/15/2037
442349-ET-9 ..... [HOUSTON CITY OF SUB MUNITAX_BND REV .. 1.E FE .. ...86.2970 |. .0 .2.385 ....09/18/2020 .. 07/01/2031
544445-75-1 . |LOS ANGELES DEPARTMENT OF AIRP SUB MUNIT . 1.DFE .. .. 87.7080 |. .0 ......2.470 ....02/03/2022 .. 05/15/2030 ...
544495-WA-8 ..... LOS ANGELES CALIF DEPARTMENT O MUNITAXB .... 1.CFE ..|... . 122.0870 |... . . B U < 15X N ARt | R AU | I SO 1Y 1 ) AU 2.603 ...02/25/2020 ...|....07/01/2050 ...
557363-DX-3 ..... MADISON CNTY NY CAP RES CORP MUNITAX_BND .. 1.DFE ..|... ...88.6410 |... . 300,000 |.. O e (1,103) eeccieinnl0 o0 00003044 | 2.578 ....02/03/2022 ...|....07/01/2032 ...
5925N-ZH-9 ...... METROPOL I TAN TRANSPORTATION AU MUNITAX B . 1.CFE ..|... . 124.0840 |... .2,600,000 |.. 0 [ (64,263) [0 o000l 7.336 | 3.251 ....03/18/2020 ...|....11/15/2039 ...
59447T-XX-6 ..... MICHIGAN STATE FINANCE AUTHORI MUNITAX B .... 1.DFE. ...81.8120 |... .4,000,000 |.. L RPN (-1 PO N RPN | RN 73 AN 3.384 ....12/06/2019 ...|....12/01/2040 ...
626207-YS-7 ..... MUNICIPAL ELEC AUTH GA SENIOR MUNITAX BN .... .. 2.AFE . 111.6980 |... O e (7)) |0 eel0 72055 | 6.036 ....08/07/2019 ...|....04/01/2057 ...
646136-6R-7 ..... NEW JERSEY TRANSPORTATION TRUS MUNITAXB .... .. 1.F FE ..|... ...87.3370 |... LU U (/3 (+Y: N N N RPN | I RO 31 < ) B AN 3.908 ....03/05/2020 ...|....06/15/2039 ...
646136-65-5 ..... NEW JERSEY TRANSPORTATION TRUS MUNITAXB .... .. 1.F FE ..|... ...85.1130 |.oeeeennnnnnns 1,476,711 |.... ... 1,740,782 O e (285) [0 o0 e 4131 4.103 ...12/05/2019 ...|....06/15/2042 ...
64971X-D3-9 ..... NEW YORK CITY TRANSITIONAL FIN SUB MUNIT .... .. 1.AFE ..|... ...89.6090 |........cnnn. 1,030,504 |.... ....1,026,913 LU . 11T O N RPN | ) SO DR <14 I AN 4.636 ....01/09/2023 ...|....08/01/2027 ...
64990F-XE-9 ..... DORMITORY AUTHORITY OF STATE O MUNITAX B .... .. 1.BFE ..|... ...76.6570 |....coonnnnnns 2,981,957 |.... .... 3,691,558 0 e 7,980 |0 01100830190 ). 3.582 ...05/01/2020 ...[....02/15/2043 ...
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650035-8I-1 ..... NEW YORK ST URBAN DEV CORP REV MUNITAX B .......coooufers un]vnnnnns T L ABFE | 5,091,350 |...94.2500 |.............. 4,712,500 [oeurierinnnnn 5,000,000 |.eeevunnnnns 5,049,348 |...euiiiiinnnnnd 0 fooeeeennn (9,493) |oeevvninnnnennn0 feiiiniininnnn 0 1.00023.900 | 3.669 [MS ...ooo [oeeeeeieeeen s ST, 417 [, 195,000 |....03/19/2019 ...|....03/16/2033 ...
71884A-HA-4 ..... PHOENIX AZ SUB MUNITAX_BND REV | 1B FE L) ...88.4740 |... . 720,000 |.. O o0 0 0 [l 10455 1.455 ... 10,476 |....08/05/2020 ... |....07/01/2028 ...
73358II-EK-6 ..... PORT AUTHORITY OF NEW YORK AND SENIOR MU .. .| 1.DFE ..|... . 100.6010 |... .2,575,000 |.. O e (23,418) [eeeeciennl0 0l 4926 |l 2.956 .. 126,845 |....03/18/2020 ... [....10/01/2061 ...
783186-UL-1 ..... RUTGERS UNIVERSITY NEW JERSEY MUNITAX_BN .... | LEFE L) ...89.6560 |... .1,130,000 |.. O o0 0 0 [l 10663 1.663 ... 18,792 |....08/05/2020 ... |....05/01/2028 ...
79467B-AR-6 ..... CHICAGO SALES TAX SECURITIZATI MUNITAXB .... .| 1.BFE ..|... ...84.1300 |... O e (1,186) [0 foeiiiinnnl00000.3.587 | 3.532 .. 130,746 |....01/16/2020 ...|....01/01/2043 ...
882667-AZ-1 ..... TEXAS PRIVATE ACTIVITY SURFACE SENIOR MU .... |- 2B FE ... ...80.9660 |... .... 3,077,453 O e (L578) [0 |0 [l 3.922 | 3.829 .. 153,939 |....12/12/2019 ... |....12/31/2049 ...
913366-DF-4 ..... UNIVERSITY CALIF REGTS MEDICAL SENIOR MU ... B .| 1.DFE ..|... . 116.9090 |... .... 1,014,942 LU SR ( I 30 1) N AR N RPN | SN 1 X N AN 3.053 .. 46,081 |....02/10/2020 ...|....05/15/2049 ...
1412F-7Y-7 ..... UNIVERSITY OF CALIFORNIA SENIOR MUNITAX  .....oooeewefeeveefonenees 1. .. 1.CFE .. . 108.1390 0 Joeeeeee (1,272) [0 o0 ..l 5770 4.936 [MN ..ooee fonnnnnnnnnnnn.l2,212 o, 17,310 |....03/18/2020 ...)....05/15/2043 ...
0819999999. Subtotal - Bonds - U.S. Special Revenue 55,536,806 | XXX 46,400,266 49,722,000 0 XXX 2,031,678 XXX XXX
31283H-20-7 ..... FEDERAL HOME LOAN MORTGAGE COR POOL# GO1 ... A . 81,877 [. 103.6090 |... ...84,585 |.... ...81,639 |.. O e (2 [0 |0 flll106.500 ..l 6.476 ...5,307 |....04/14/2004 ...|....12/01/2031 ...
31283H-2R-5 ..... FEDERAL HOME LOAN MORTGAGE COR POOL# GO1 ... A . 79,624 [. 103.8730 |... ...82,672 |.... ... 79,589 |.. O [0 0 0 flll006.500 . 6.531 ....04/14/2004 ... [....09/01/2032 ...
312808-38-3 ..... FEDERAL HOME LOAN MORTGAGE COR POOL# 1G2 ... A ...99.8450 |... ...18,004 |[.... ...19,024 |.. O o0 0 0 [l 4245 | 6.375 ....08/20/2007 ...|....02/01/2037 ...
3128Q5-40-6 . FEDERAL HOME LOAN MORTGAGE COR POOL# 1G2 . A ...99.1710 |. 70,225 |. 70,812 .0 .6.225 ....03/20/2007 .. 03/01/2037
31292H-4K-7 . FEDERAL HOME LOAN MORTGAGE COR POOL# CO1 . A . 104.3850 |. ..410,778 |. ..393,522 .0 .5.890 ....11/08/2005 .. 12/01/2033
3132DN-V9-1 FEDERAL HOME LOAN MORTGAGE COR POOL# SD1 . A . 100.4050 |. ..2,740,319 |. . 2,729,266 .0 ......4.865 ....09/20/2022 .. 08/01/2052 ...
3132E0-ER-9 ..... FEDERAL HOME LOAN MORTGAGE COR POOL# SD3 .... B A . 104.0000 |... .. 12,784,595 |.... 12,292,880 |.. ... 12,655,414 O e (241 [0 011060500 . 5.97 ...09/18/2023 ... |....09/01/2053 ...
3136B5-ZR-9 ..... FANNIE MAE FNMA_19-43 SENIOR AGENCY_CMO ... I A ...73.3170 |... 1,039,720 |.. ....1,057,514 O e (918 0 [0 000002.750 |- 2.625 ...10/02/2019 ... |....08/25/2049 ...
31371L-CD-9 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# 254 . 4. A . 100.8670 |... ...76,487 |.. O o106 o0 |0 fll0005.000 . 5.513 ....03/23/2007 ... |[....09/01/2033 ...
31371M-CF-2 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# 255 ... I A . 103.0660 |... ..137,586 |.. LI [+ T N N RPN | SN 18 41 I AN 6.124 ....07/21/2006 ... |[....07/01/2035 ...
3137FM-RC-8 ..... FREDDIE MAC FHLMC_4899 SENIOR AGENCY_CMO .... 4. A ...75.1180 |... 1,274,009 |.. O o (2,283) [0 [0 [l 2,875 | 2.619 ....10/02/2019 ...|[....04/25/2045 ...
3137FM-VF-6 ..... FREDDIE MAC FHLMC_4905 SENIOR AGENCY_CMO .... I A ...75.2500 |... .1,470,070 |.. O e (1,010) [0 [0 [l 2,750 .o 2.655 ....10/02/2019 ...|....08/25/2049 ...
31403C-IIF-4 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# 745 ... 4. A . 100.3760 |... 375,150 |.... 355,456 O [ 1,228 [0 |0 [l 40500 ). 5.791 ...11/04/2005 ... |....09/01/2035 ...
31400S-EH-0 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# CB6 .... A . . 101.8260 |.............. 9,844,386 |.... ....9,721,883 0 | . (1,105) feuveiiiiiiiiinn0 0 0000062000 . 5.908 ....08/31/2023 ...|....06/01/2053 ...
3140XK-TG-5 ..... |FEDERAL NATIONAL MORTGAGE ASSO POOL# FS4 . . A . 14,605,960 . 101.7760 |. 14,747,840 |. 14,604,062 |.. .0 (1,898) |. .5.885 ...08/31/2023 ..
31411U-HN-4 . FEDERAL NATIONAL MORTGAGE ASSO POOL# 914 . 4 1.4 .. . 17,187 |. 100.0520 |. . 17,035 .. .0 .0 ......6.512 ....03/20/2007 ..
31414E-RC-0 ..... FEDERAL NATIONAL MORTGAGE ASSO POOL# 964 ............|... ... 4 | 1AL .. 119,792 [. 104.3800 |... ....119,572 .0 .. (WD) |0 0 0060000 5.034 ...08/08/2008 ...|....
0829999999. Subtotal - Bonds - U.S. Special Revenues - Residential Mortgage-
Backed Securities 44,958,205 | XXX 44,345,655 44,333,086 44,943,873 0 (8,634) XXX XXX 213,720 877,713 XXX XXX
0909999999. Total - U.S. Special Revenues Bonds 100,495,101 [ XXX 90,745,921 94,055,086 99,719,645 0 (178,576) XXX XXX 696,815 2,909,391 XXX XXX
00115*-AA-0 ..... AES ILUMINA LLC SECURED CORP_BND 5.0 ] .. 2,860,116 [...90.7450 |.............. 2,595,419 |.... ....2,860,116 .0 | 0 [0 0 |0006.000 e 6.045 173,514 |....01/18/2013 ...|....03/26/2032
00115A-AK-5 ..... AEP TRANSMISSION COMPANY LLC SENIOR CORP 1.FFE .. ...80.8470 |. ..1,616,936 |. 1,989,327 |.. .0 244 | .3.833 . 76,000 |....06/10/2019 .. 06/15/2049
00164V-AF-0 ..... AMC NETWORKS INC SENIOR CORP_BND ...... .4BFE .. .. 77.0000 |. ..770,000 |. .1,000,000 |.. .0 .0 | . 4.250 . 42,500 |....01/25/2021 .. 02/15/2029
001877-AA-T7 ..... APl GROUP DE INC SENIOR CORP_BND 144A .........ccovvusfonn .en .4BFE .. ...90.6250 |. ..634,375 |. 700,000 |.. .0 .0 | .4.125 . 28,875 |....06/15/2021 .. 07/15/2029 ...
007944-AG-6 ..... ADVENTIST HEALTH SYSTEM SECURED CORP_BND .. 1.6 FE .. ...75.2890 |. ..1,630,016 |. .2,165,000 .2,165,000 |.. .0 .0 ......3.630 . 78,590 |....10/23/2019 .. 03/01/2049 ...
01400E-AC-7 ..... ALCON FINANCE CORP SENIOR CORP_BND 144A ... |- 2B FE ... ...80.3110 |... 3,051,822 |.... .3,800,000 |.. .... 3,929,762 O e (3118) [0 [0 fll0003.800 . 3.593 .. 144,400 |....10/10/2019 ...|....09/23/2049 ...
015271-AS-8 ..... ALEXANDRIA REAL ESTATE EQUITIE SENIOR CO . | 2.AFE L) ...79.3030 |... 3,509,162 |.... .4,425,000 |.. ....4,831,283 O o (9,785) [0 [0 [l 40000 . 3.456 .. 177,000 |....08/23/2019 ... |....02/01/2050 ...
025816-CM-9 ... AMERICAN EXPRESS COMPANY SENIOR CORP_BND .. S| LR FE L) ...91.8120 |... 4,590,590 |.... .5,000,000 |.. ....4,993,238 O 2,302 [0 0 [l 10650 ).l 1.699 ... 82,500 |....12/07/2021 ...|....11/04/2026 ...
02666T-AB-3 ..... AMERICAN HOMES 4 RENT LP SENIOR CORP_BND .. |- 2B FE ... ...98.9370 |... .4,000,000 |.. ....4,118,192 O [ (21,396) [0 [0 fnlll4.900 .l 4.223 ..196,000 |....05/22/2019 ... |....02/15/2029 ...
02666T-AD-9 ... AMERICAN HOMES 4 RENT LP SENIOR CORP_BND .. |- 2B FE ... ...68.9910 |... .... 1,032,245 O e (782) [0 |0 [00032375 | 3.196 ... 33,750 |....09/24/2021 ...|....07/15/2061 ...
03027X-AK-6 ..... AMERICAN TOWER CORPORATION SENIOR CORP B .. .. 2.CFE ..|... ...95.8210 |... ....3,978,058 O o383 0 [0 [ll8L375 3.584 .. 135,000 |....05/22/2019 ... |....10/15/2026 ...
03027X-AY-6 ..... AMERICAN TOWER CORPORATION SENIOR CORP_B .2.CFE .. ...75.5740 |. ..755,736 |. ....997,363 |.. .0 .. 60 | .3.716 .37,000 |....09/30/2019 .. 10/15/2049 ...
030400-AT-2 ..... AMERICAN WATER CAPITAL CORP SENIOR CORP_ L2.AFE .. ...87.0260 |. .. 2,697,803 |. .3,100,000 .3,326,059 |.. .0 (5,668) |. .3.739 130,200 |....06/26/2019 .. 09/01/2048
03040W-AV-7 ..... AMERICAN WATER CAPITAL CORP SENIOR CORP_ L2.AFE .. ...85.1470 |. ..1,128,195 |. . 1,325,000 1,522,403 |.. .0 (5,063) |. .3.21 54,988 |....08/21/2019 .. 06/01/2049
037833-DK-3 . APPLE INC SENIOR CORP_BND ... 1B FE .. ...95.9530 |. ..4,797,670 |. .5,000,000 L4,911,424 |.. .0 21,038 |. ......3.404 150,000 |....07/18/2018 .. 11/13/2027 ...
059438-AH-4 ..... JPMORGAN CHASE & CO SUB CORP_BND . L 1.GFE ..|... . 107.2250 |...vvveenenens 2,144,494 |.... .2,000,000 |.. ... 2,042,443 Ol (13,403 0 0 [l 7.625 ). 6.776 .. 152,500 |....05/30/2002 ... |....10/15/2026 ...
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07177M-AB-9 ..... BAXALTA INC SENIOR CORP_BND ......cccevvvennivriinnnnnnns L 2AFE L 7,701,709 |...98.3230 |..eevunnnnnnns 7,619,994 |.......oeenens 7,750,000 |oeevvennnnnnns 7,740,910 [.ooevvennnnnnnns (O NS 28 N | N AU | B RN 4.000 |...... LNV (V) R 6,889 [....oevinnnnns 310,000 |....06/03/2016 ... |[....06/23/2025 ...
071813-CL-1 ..... BAXTER INTERNATIONAL INC SENIOR CORP_BND .. oo |--2.BFE ... 3,610,810 |...91.5930 |... .4,050,000 |.. ... 3,747,632 0 [ 89,415 |0 [0 e 1.915 |...... 4.537 [FA ...... .... 32,316 |... . 77,558 |....06/14/2022 ...|....02/01/2027 ...
084423-AU-6 ..... WR BERKLEY CORPORATION SENIOR CORP_BND ... veo |- 2.AFE L) .. 699,029 |...80.4890 |... O e 17 o0 [0 e 4.000 |...... 4.008 |MN ..o Jovnnneiniinnnnns 3,578 |... . 28,000 |....05/05/2020 ... |....05/12/2050 ...
09261B-AG-5 ..... BLACKSTONE HOLDINGS FINANCE CO SENIOR CO .. oo |- 1LEFE ). .. 4,987,600 |...81.7540 |... O e 1110 0 o0 e 2.550 |...... 2.578 [MS ...... e 32,229 |... .. 127,500 |....01/03/2022 ... |....03/30/2032 ...
09261H-AD-9 ..... BLACKSTONE PRIVATE CREDIT FUND SENIOR CO .. o |- 2.CFE ... .. 2,114,188 |...90.4420 |... O [ 81,177 el [0 e 2.625 |...... [Tr£: 728 [0 R FOR 2,917 |... ... 65,625 |....08/10/2022 ...|....12/15/2026 ...
09261H-AP-2 ..... BLACKSTONE PRIVATE CREDIT FUND SENIOR CO .. vee |--2.CFE ... .. 1,377,068 |...96.4490 |.............. 1,446,734 |.... ... 1,445,235 0 feeeenn 49,520 |0 o0 e 2.700 |...... 6.393 (W ....... .... 18,675 |... ... 40,500 |....08/10/2022 ...|....01/15/2025 ...
110122-CP-1 ..... BRISTOL-MYERS SQUIBB CO SENIOR CORP_BND ... veo |- 1.F FE L) ...94.5750 |.....coennnnns 4,255,857 |.... .... 4,951,793 O [ (81,185) |0 o0 e 3.400 |...... 1.433 (0 ....... .... 65,875 [... .. 153,000 |....07/17/2020 ...|....07/26/2029 ...
11135F-BG-5 ..... BROADCOM INC SENIOR CORP_BND 144A |- 2.CFE ..|... ...79.0050 |... ..1,580,090 |.... . ....2,086,485 O [ (1,942) |0 o0 e 3.750 |...... 3.499 .... 28,333 |[... . 75,000 |....09/24/2021 ...|....02/15/2051 ...
118230-AU-5 ..... BUCKEYE PARTNERS LP SENIOR CORP_BND 144A .3.CFE .. ...94.6250 |. ..851,625 |. . 900,000 ... 900,000 |.. .0 .4.500 |......4.500 . 13,500 ....02/11/2020 .. 03/01/2028
126408-HC-0 ..... CSX CORP SENIOR CORP_BND ..... . 1.GFE .. ...84.0350 |. ..3,718,549 |. . 4,425,000 . 4,822,769 |.. .0 .3.950 |......3.423 . 29,131 ....08/23/2019 .. 05/01/2050
126650-BP-4 ..... CVS PASSTHROUGH TRUST SECURED CORP_BND .2.BFE . . 100.4630 |. .. 174,632 |. ..173,827 ....173,318 |.. .0 ......6.036 |......6.239 ....01/26/2007 .. 12/10/2028 ...
127097-E@-8 ..... COTERRA ENERGY INC SENIOR CORP_BND .... o e 2B ] . 11,500,000 |...98.8140 |... ....11,363,604 |.... 11,500,000 |.. ...11,500,000 JL I I | I ARt | B IR | B FOT 3.670 |...... 3.670 ...09/18/2014 ...|....09/18/2024 ...
133131-AY-8 ..... CAVDEN PROPERTY TRUST SENIOR CORP_BND A1 [ TG FE L .. 5,077,460 |...74.9790 |...oeunnnnnnns 3,748,965 |.... .5,000,000 |.. ....5,070,440 O [ (1,768) |0 e l0 e 3.350 |...... 3.268 ....10/03/2019 ...|....11/01/2049 ...
14040H-CH-6 ..... CAPITAL ONE FINANCIAL CORPORAT SENIOR CO .. N2 e [ 2.AFE L ...89.8640 |....covnnnnnns 3,594,572 |.... .4,000,000 |.. ....4,000,000 JL N N | I APPSRt | B IR | B FOT 1.878 |...... 1.878 ....10/28/2021 ...|....11/02/2027 ...
141781-BK-9 ..... CARGILL INC SENIOR CORP_BND 144A A LR FE L ...94.7340 |... .4,000,000 |.. ... 3,988,429 O 1,929 |0 [0 e 3.250 |...... 3.309 ...05/20/2019 ...|....05/23/2029 ...
14448C-AP-9 ..... CARRIER GLOBAL CORP SENIOR CORP_BND .. e 2B FE L ...93.7060 |... JL I O (1<) ARt | B IR | ) AU 2.493 |...... 1.991 ....01/04/2022 ...|....02/15/2027 ...
14879E-AH-1 ... CATALENT PHARMA SOLUTIONS INC SENIOR COR .. A1 [ 4.CFE L ...87.6250 |... I RN | N | N RN | B AN 3125 |..... 3.125 ....02/10/2021 ...|....02/15/2029 ...
14913R-2G-1 ..... CATERPILLAR FINANCIAL SERVICES SENIOR CO . e [ LFFE L ...89.3350 |... . . .... 3,496,325 0 o966 |0 o0 e 1.100 |...... 1.129 ...09/09/2020 ... |....09/14/2027 ...
165303-E*-5 ..... CHESAPEAKE UTILITIES CORPORATI SENIOR CO .. o e 2B ...99.8610 |... ... 900,000 |.. 900,000 L RN | N | RN | B SO 5.680 |...... 5.679 ....06/23/2011 ...|....06/30/2026 ...
172967-LJ-8 ..... CITIGROUP INC SENIOR CORP_BND .......... 1 1.G FE ...87.7090 |. .3,875,000 . 4,583,783 |.. .0 .4.281 |......3.164 ....08/22/2019 .. 04/24/2048
20268J-AC-7 COMMONSPIRIT HEALTH SECURED CORP_BND . 1 .1.GFE .. ...84.2650 |. . 1,055,000 .1,055,000 |.. .0 4.187 |......4.187 ....08/07/2019 .. 10/01/2049
20268J-AG-8 ..... [ COMMONSPIRIT HEALTH SENIOR CORP_BND .. 1 . 1.GFE .. ...79.7680 |. . 2,485,000 .2,485,000 |.. .0 .3.910 |......3.910 ....10/21/2020 .. 10/01/2050
202795-J0-4 ..... [COMMONWEALTH EDISON COMPANY SECURED CORP mi 1FFE .. ...72.3700 |. .4,000,000 .3,974,263 |.. .0 .3.200 |......3.237 ....11/04/2019 .. 11/15/2049 ...
20826F-AC-0 ..... [CONOCOPHILLIPS CO SENIOR CORP_BND ........ .2 1.FFE .. ...89.9750 |. .1,000,000 .1,056,593 |.. .0 ......4.300 |......3.895 ...05/29/2019 .. 11/15/2044 ...
21036P-AZ-1 ..... CONSTELLATION BRANDS INC SENIOR CORP_BND .. N |- 2.BFE ... ...85.0030 |... . 4,475,000 |.. 4,818,565 JLOJ R (10N N | I RPN | ) A 4.100 |...... 3.614 FA ...... .. 183,475 |....08/23/2019 ...|....02/15/2048 ...
210518-DE-3 ..... CONSUMERS ENERGY COMPANY SECURED CORP_BN .. e | LEFE L ...82.9060 |... .5,000,000 |.. 4,946,544 O [ 1178 |0 o0 e 3.750 |...... 3.815 [FA ...... .. 187,500 |....05/22/2019 ...|....02/15/2050 ...
22822V-AL-5 ... CROWN CASTLE INC SENIOR CORP_BND N |- 2.BFE ... ...95.9460 |... .3,500,000 |.. 3,567,362 JLO P (- (/D N N | I RPN | ) AN 4.300 |...... 3.863 [FA ...... .. 150,500 |....05/22/2019 ...|....02/15/2029 ...
23331A-B0-1 ... D R HORTON INC SENIOR CORP_BND N2 e [ 2.AFE L ...90.9210 |... .2,500,000 |.. 2,440,873 0 feeeeenn 20,342 |0 o0 e 1.300 |...... 2179 (A0 ...... . 32,500 |....01/25/2022 ...|....10/15/2026 ...
25470X-BE-4 ..... DISH DBS CORP SECURED CORP_BND 144A ... N |- 4.BFE ... ...85.7500 |... O i 89 o0 [0 5.250 |...... 5.278 (D ....... . 13,125 |....11/10/2021 ...|....12/01/2026 ...
26442C-AZ-T ..... DUKE ENERGY CAROLINAS LLC SECURED CORP_B .. L2 .. .. 1.F FE ..|... ...72.9450 |... . 3,076,430 O e (1,999) |0 o0 e 3.200 |...... 3.054 [FA ...... . 96,000 |....08/26/2019 ...|....08/15/2049 ...
267475-AD-3 . DYCOM INDUSTRIES INC SENIOR CORP_BND 144 2 .3.CFE .. ...92.5000 |. ..832,500 |. . 900,000 ....899,966 |.. .0 .4.500 |......4.501 ....06/27/2021 .. 04/15/2029 ...
26884A-BH-5 ..... ERP OPERATING LP SENIOR CORP_BND ... 1 . 1.GFE .. ...79.7700 |. .. 3,988,500 |. .5,000,000 . 4,958,493 |.. .0 .4.000 |...... 4.055 ....03/26/2019 .. 08/01/2047
26885B-AF-7 ..... EQM MIDSTREAM PARTNERS LP SENIOR CORP_BN 1 .3.CFE .. ...99.7500 |. ..275,310 | . 276,000 ... 276,000 |.. .0 .6.000 |......6.000 ....06/16/2020 .. 07/01/2025
278865-BA-7 ..... ECOLAB INC SENIOR CORP_BND .. 2 . 1.GFE .. ...87.4020 |. .. 4,042,356 |. .4,625,000 4,784,791 |.. .0 .3.950 |......3.726 ....06/28/2019 .. 12/01/2047
28470R-AH-5 ... CAESARS ENTERTAINMENT INC SECURED CORP_B 2 L4.AFE .. . 100.2500 |. . 500,000 ... 500,000 |.. .0 ......6.250 |......6.250 ....06/19/2020 .. 07/01/2025 ...
291641-BA-5 ..... EMPIRE DISTRICT ELECTRIC CO SECURED CORP .. N A |- 1.GFE L. ...97.5180 |... .2,000,000 |.. ....1,896,897 0 e 4,800 e o0 e 5.875 |...... 6.460 . ...06/22/2007 ...|....04/01/2037 ...
20252B-AA-T ... ENBRIDGE PIPELINES SOUTHERN L SENIOR CO .. I .. 1.GPL ..|.. ...88.2550 |... .3,733,070 |.. .... 3,733,070 I RN | N | N RN | B SN 3.980 |...... 3.980 (D ....... .. 148,576 |....08/18/2014 ...|....06/30/2040 ...
29261A-AB-6 ..... ENCOMPASS HEALTH CORP SENIOR CORP_BND N A |- 4AFE L. ...94.0000 |... 0 [ (10,718) |0 o0 e 4.750 |...... 3.402 [FA ...... ... 42,750 |....02/23/2021 ...|....02/01/2030 ...
202720-AD-1 ... ENERGIZER HOLDINGS INC SENIOR CORP_BND 1 .. N |- 4.BFE ... ...89.7500 |... O R £ (- I N | I RN | ) AN 4.375 |...... 4.489 [MS ...... . 39,375 |....06/09/2021 ...|....03/31/2029 ...
20278N-AN-3 ... ENERGY TRANSFER LP SENIOR CORP_BND N A |- 2.CFE ..|... . 101.2270 |... JO I U ( 7:1:) N ARt | B IUUUPURPRRIN | ) AU 5.500 |...... 4.736 D ....... ...1,265 |....08/25/2019 ...|....06/01/2027 ...
2936611-AA-4 ..... ENTERGY MISSISSIPPI LLC SECURED CORP_BND .. N | LR FE L ...80.3460 |... O o 1,338 |0 [0 e 3.850 |...... 3.924 1 ....... .. 192,500 |....05/30/2019 ...|....06/01/2049 ...
29379V-Bl-2 ..... ENTERPRISE PRODUCTS OPERATING SENIOR COR .. 1. |- 1.GFE L. ...86.5660 |... 605,960 |.... 698,680 O i e 27 o0 o0 e 4.200 |...... 42120 ....... .. 29,400 |....06/24/2019 ...|....01/31/2050 ...
299808-AH-8 ..... EVEREST REINSURANCE HOLDINGS | SENIOR CO .. 1. .. 1.G FE ..|... ... 73.6700 |...coevnnnnnns 2,210,088 |.... .... 3,198,326 JLURS PO V381152 FUUURUURURRO | I AN | B R 3.500 |...... 3.127 (A0 ...... ....11/23/2020 ...}|....10/15/2050 ...
33767B-AC-3 ..... FIRSTENERGY TRANSMISSION LLC SENIOR CORP 1 .2.CFE .. ...86.9440 |. .. 3,477,760 |. .4,077,101 |.. .0 (1,689) |. oo 4550 |......4.421 ....06/22/2019 .. 04/01/2049 ...
337932-AM-9 ... FIRSTENERGY CORPORATION SENIOR CORP_BND ... 2. | SAFE L., .. 425,320 ]...69.8800 |........coceeens 349,400 |.... . 500,000 |. ....430,409 O o 1,418 0 0 3.400 |...... 4.290 [MS ...... ...03/18/2020 ... |....03/01/2050 ...
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33972P-AA-T ... FLNG LIQUEFACTION 2 LLC SECURED CORP_BND ..........owfor vun]vunnnns T L 2BFE | 3,376,400 |...87.5100 |.............. 2,954,688 |.......oennnns 3,376,400 |.....ccvunnnn. 3,376,400 |[....cevvennnnnnns (O S | R RPN | I AR | B KN 4125 |...... 4ABMS ..o e 35,206 [aniinnnnnnnns 139,277 |....07/12/2016 ...|....03/31/2038 ...
37045X-DK-9 ..... GENERAL MOTORS FINANCIAL CO IN SENIOR CO .. N2 e 2B FE L ...91.5390 |...coonnnnnnns 4,508,286 |.... . 4,925,000 |.. ... 4,920,541 O e 1,780 |0 o0 e 1.500 |...... 1.538 [ ....... ... 73,875 |....06/07/2021 ...|....06/10/2026 ...
37940X-AC-6 ..... GLOBAL PAYMENTS INC SENIOR CORP_BND A1 [ 2.0 FE L ...79.3670 |... .4,625,000 |.. .... 4,783,905 LU SRR (T 1) N N | I RPN | ) AN 4.150 |...... 3.932 |FA ...... .. 191,938 |....08/21/2019 ...|....08/15/2049 ...
384311-AA-4 ..... GRAFTECH FINANCE INC SECURED CORP_BND 14 .. e [ 4B FE L ...66.2500 |... .1,000,000 |.. ....1,000,000 JL N N | I APPSRt | B IR | B FOT 4.625 |...... 4.625 (D ....... . 46,250 |....12/08/2020 ...|....12/15/2028 ...
38869A-AD-9 ..... GRAPHIC PACKAGING INTERNATIONA SENIOR CO .. A1 [ 3B FE L ...90.0000 |... .1,000,000 |.. ....1,000,000 O o0 o0 [0 e 3.750 |...... 3.750 [FA ...... . 37,500 |....11/09/2021 ...|....02/01/2030 ...
410345-AL-6 ..... HANESBRANDS INC SENIOR CORP_BND 144A .... 1 [ 4.CFE Ll ...95.7500 |... ... 380,000 |.. 380,000 J I N | I APPSRt | B IR | B FOT 4.875 |...... 4.874 [N ...... ... 18,525 |....05/03/2016 ...|....05/15/2026 ...
41242*-BL-5 ... HARDIVOOD FUNDING LLC SECURED CORP_BND ... e | TG FE ... ...96.9640 |... .5,000,000 |.. ....5,000,000 L RN | N | RPN | B SN 3.960 |...... 3.959 | D ....... .. 198,000 |....08/08/2018 ...|....06/07/2030 ...
413875-Al-5 ..... L3HARRIS TECHNOLOGIES INC SENIOR CORP_BN .. L |--2.BFE ... ...98.6970 |... .5,000,000 |.. ....5,087,739 0 [ (18,785) |0 [0 e 4.400 |...... 3.944 ....03/13/2019 ...|....06/15/2028 ...
416515-BF-0 ..... HARTFORD FINANCIAL SERVICES GR SENIOR CO L2.AFE .. ...77.5140 |. .. 3,468,756 |. . 4,475,000 . 4,533,932 |.. .0 .3.600 |......3.520 ....08/23/2019 .. 08/19/2049
417558-AA-1 ..... HARVEST MIDSTREAM | LP SENIOR CORP_BND 1 ...99.5000 |. ..935,300 | ..940,000 .965,717 |.. .0 .7.500 |......6.367 ....01/25/2021 .. 09/01/2028
42251#-AS-3 ... H. E. BUTT GROCERY CO SENIOR CORP_BND ... ...98.9120 |. .. 3,956,498 |. .4,000,000 .4,000,000 |.. .0 ......4.800 |......4.800 ....12/15/2011 .. 12/15/2037 ...
428102-AE-7 ..... HESS MIDSTREAM OPERATIONS LP SENIOR CORP .. ...91.6250 |... 893,344 |.... ..975,000 |.. 975,000 JL N N | I APPSRt | B IR | B FOT 4.250 |...... 4.250 ...08/02/2021 ...|....02/15/2030 ...
451102-BZ-9 ..... ICAHN ENTERPRISES LP SENIOR CORP_BND .... ...90.2500 |... 676,875 |.... ... 750,000 |.. 722,363 LU R | A PO | RN | B SN 5.250 |...... 6.485 ....03/13/2020 ...|....05/15/2027 ...
458140-BG-4 ..... INTEL CORPORATION SENIOR CORP_BND .. 81.6600 |... ..2,163,979 |.... .2,650,000 |.. ....2,880,354 0 [ (6,630) |oveeeeeeeeeen0 o0 e 3.734 |...... 3.200 ....08/26/2019 ...|....12/08/2047 ...
45866F-AH-7 ..... INTERCONT INENTAL EXCHANGE INC SENIOR COR .. ...89.6530 |... 3,586,132 |.... .... 4,099,630 O e (2,370) |0 o0 e 4.250 |...... 4.087 ....03/21/2019 ...|....09/21/2048 ...
459506-AL-5 ..... INTERNATIONAL FLAVORS & FRAGRA SENIOR CO . ...84.7470 |... 3,177,998 |.... .... 4,040,550 0 [ (6,535) |0 o0 e 5.000 |...... 4.473 ....06/14/2019 ...|....09/26/2048 ...
460146-CS-0 ..... INTERNATIONAL PAPER CO SENIOR CORP_BND . ...89.3700 |... 2,323,630 |.... ....2,722,670 JLO SRR 8+ 411D N N | I RPN | ) AN 4.350 |...... 4.042 ....08/23/2019 ...|....08/15/2048 ...
46647P-AN-6 ..... JPMORGAN CHASE & CO SENIOR CORP_BND ...82.8590 |... 2,361,467 |.... ....2,874,375 JL I O (7. FORRRPt | B IR | B AU 3.897 |...... 3.842 ...06/14/2019 ...|....01/23/2049 ...
470320-AH-4 JAMES CAMPBELL COMPANY LLC CORP_BND ...98.1290 |... 981,292 |.... ....1,000,000 0. 0 0 [0 4.580 |...... 4.582 ....09/26/2014 ...|....09/30/2026 ...
470320-AJ-0 ..... [ JAMES CAMPBELL COMPANY LLC CORP_BND .. ...97.8600 |. ..978,603 |. .1,000,000 |.. .0 0] .4.630 |......4.632 ....09/26/2014 .. 09/30/2027
482520-AA-3 ..... [KKR GROUP FINANCE CO VII LLC SENIOR CORP ...71.7640 |. .. 2,152,932 |. .3,006,629 |.. .0 (2,294) |. .3.625 |......3.437 ....11/02/2020 .. 02/25/2050
50152#-AC-1 ..... [KWIK TRIP INC SECURED CORP BND ............ ...88.3030 |. 1,572,793 |. .1,781,129 |.. .0 0] .3.580 |......3.5% ....04/21/2015 .. 05/24/2035
50249A-AD-5 . LYB INTERNATIONAL FINANCE Il SENIOR COR .........coufeur ..n ...79.4600 |. .. 1,410,413 |. .2,011,557 |.. .0 (5,625) | .4.200 |...... 3.419 ....07/15/2020 .. 05/01/2080 ...
539830-BL-2 . LOCKHEED MARTIN CORPORATION SENIOR CORP_ .. ...98.2250 |. .. 4,297,322 |. .4,375,000 .5,048,094 |.. .0 ..(19,766) | .4.700 |......3.671 ...06/13/2019 .. 05/15/2046 ...
552953-CD-1 ...... MGM RESORTS INTERNATIONAL SENIOR CORP_BN .. ...97.2500 |... 278,135 |.... ... 286,000 |.. 281,608 0 feeenn... 1,49 | 4.625 |...... 5.250 ....11/10/2016 ...|....09/01/2026 ...
55336V-AN-0 ..... MPLX LP SENIOR CORP_BND ... ...86.4680 |... 1,945,530 |.... .2,250,000 |.. 2,324,318 0 | (1,723) | 4.700 |...... 4.473 ....08/23/2019 ...|....04/15/2048 ...
55336V-AT-7 ..... MPLX LP SENIOR CORP_BND ... ...96.4920 |... 2,291,685 |.... .2,375,000 |.. 2,746,896 0 | 2 (8,193) [euniiiii0 0 e 5.500 |...... 4.447 ....09/26/2019 ...|....02/15/2049 ...
55354G-AM-2 ... MSCI INC SENIOR CORP_BND 144A ...87.7500 |... 0 [ (92) |0 o0 e 3.625 |...... 3.610 ....01/26/2022 ...|....11/01/2031 ...
570535-AT-1 ..... MARKEL GROUP INC SENIOR CORP_BND ... ...93.0380 |... . 3,684,497 JLO N R [ {+1V DN N | RPN | B A 5.000 |...... 3.604 . ....06/29/2020 ...|....05/20/2049 ...
571676-AF-2 ..... MARS INC SENIOR CORP_BND 144A ...84.3520 |... 3,331,904 |.... . 4,138,051 0 . o (4,804) [0 [0 | 3.950 |...... 3.656 .. 156,025 |....06/18/2019 ...|....04/01/2049 ...
576290-DE-7 ..... MASSMUTUAL GLOBAL FUNDING |1 SECURED COR . ...91.4220 |. ..4,571,085 |. .5,000,000 . 4,994,893 |.. .0 . 1,967 |. .1.200 |......1.241 .60,000 |....07/13/2021 .. 07/16/2026 ...
576360-AL-8 ..... MASTERCARD INC SENIOR CORP_BND ...84.1140 |. .. 4,205,695 |. .5,000,000 . 4,993,421 |.. .0 155 | .3.650 |[......3.658 182,500 |....05/28/2019 .. 06/01/2049
57686G-C*-4 ..... MATSON INC SENIOR CORP_BND ........ ...95.2610 |. ..996,573 |. .1,046,154 1,046,154 |.. .0 0] .3.370 |......3.370 . 35,285 |....12/21/2016 .. 1272172027
58013\-FK-5 ..... MCDONALDS CORPORATION SENIOR CORP_BND ...80.1560 |. .. 3,586,968 |. . 4,670,334 |.. .0 (4,863) |- .3.625 |......3.366 162,219 |....08/23/2019 .. 09/01/2049
60040#-AA-0 ..... MILLENNIUM PIPELINE COMPANY LL SECURED C . . 100.3490 |. ..1,712,401 |. .1,706,439 |.. .0 ......5.330 |......5.364 . 90,953 |....08/26/2010 .. 06/30/2027 ...
609207-AM-7 ..... MONDELEZ INTERNATIONAL INC SENIOR CORP_B .. ...98.6310 |... 3,945,228 |.... ....4,112,746 0 e (25179) |0 o0 e 4125 |...... 3.383 .. 165,000 |....05/22/2019 ...|....05/07/2028 ...
61744Y-AK-4 ..... MORGAN STANLEY SENIOR CORP_BND ... ...95.4830 |... 2,625,788 |.... ....2,709,704 JLU I SRR - £ N | N RN | ) AN 3.591 |...... 3.946 . 98,753 |....02/22/2018 ...|....07/22/2028 ...
61746B-EG-7 ..... MORGAN STANLEY SENIOR CORP_BND ... ...90.0940 |... 1,644,217 |.... ....2,017,967 0 e (5,285) |0 o0 e 4.375 |...... 3.690 . 79,844 |....06/27/2019 ...|....01/22/2047 ...
62482B-AA-0 ..... MEDL INE BORROWER LP SECURED CORP_BND 144 .. ...90.5000 |... I RN | N | N RN | B SN 3.875 |...... 3.875 . 29,063 |....09/30/2021 ...|....04/01/2029 ...
64110D-AL-8 ..... NETAPP INC SENIOR CORP_BND ...95.0870 |... . .. 0 [ (13,084) |0 o0 e 1.875 |...... 1.067 . 30,938 |....06/30/2021 ...|....06/22/2025 ...
64110L-AL-0 ..... NETFLIX INC SENIOR CORP_BND . 100.7500 |... .1,000,000 |.. LI RN | I N | RN | B AN 5.875 |...... 5.870 . 58,750 |....02/09/2016 ...|....02/15/2025 ...
644393-AB-6 ..... NEW FORTRESS ENERGY INC SECURED CORP_BND .. ...95.7500 |... 335,125 |.... ..350,000 |.. 350,000 0 0 0 o0 6.500 |...... 6.500 . 22,750 |....03/26/2021 ...|....09/30/2026 ...
65343H-AA-9 ..... NEXSTAR ESCROW INC SENIOR CORP_BND 144A ... ...96.5000 |... 916,750 |.... ..950,000 |.. 950,000 0. RN | N AR | N RN 5.625 |...... 5.625 ... 53,438 |....06/19/2019 ...|....07/15/2027 ...
666807-BP-6 ..... NORTHROP GRUMMAN CORP SENIOR CORP_BND ...85.8370 |. .. 3,862,661 |. .4,500,000 4,594,914 |.. .0 (2,476) |. ......4.030 |......3.891 181,350 |....03/18/2020 .. 10/15/2047 ...
670001-AH-9 ..... NOVELIS CORP SENIOR CORP_BND 144A ..... L..87.8750 |, 790,875 |.... . 900,000 |. ... 900,000 0 .. 0 0 0 3.875 [...... 3.875 . 34,875 |....07/26/2021 ...|....08/15/2031 ...
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670346-AX-3 ..... NUCOR CORPORATION SENIOR CORP_BND ..........eeevrreenns L 1GFE e 3,013,890 |...98.3540 |.............. 2,950,632 |......ounnnnns 3,000,000 |.eeevennnnns 3,007,281 [.ocevvvninnnnnnns 0 fooeeeeeenn (4,999) |0 el s 3.950 |...... 3.769 118,500 |....08/19/2022 ... |....05/23/2025 ...
68233J-BP-8 ..... ONCOR ELECTRIC DELIVERY COMPAN SECURED C oo |- 1.F FE ). ...82.4850 |....coounnnnns 3,299,392 |.... ... 4,434,287 JO I SRR 0[N ARt | B IR | ) AU 3.800 |...... 3.167 .. 152,000 |....11/21/2019 ...|....06/01/2049 ...
68389X-BY-0 ..... ORACLE CORPORATION SENIOR CORP_BND . |- 2.BFE ..|... ... 72.5280 |..ocovnnnnnnns 3,626,400 |.... ... 4,981,570 LU R 1 I N | I RPN | ) AN 3.850 |...... 3.869 .. 192,500 |[....03/30/2020 ... |....04/01/2060 ...
68622T-AB-7 ..... ORGANON & CO SENIOR CORP_BND 144A oo |- 4.AFE ). ...85.2500 |... JL N N | I APPSRt | B IR | B FOT 5125 |...... 5.125 . 10,250 |....04/08/2021 ...|....04/30/2031 ...
695156-AV-1 ..... PACKAGING CORP OF AMERICA SENIOR CORP_BN .. voo |- 2.BFE ... ...82.3340 |... . O e 1,786 |0 o0 e 4.050 |...... 4.330 .81,000 |....03/18/2020 ...|....12/15/2049 ...
70450Y-AD-5 ..... PAYPAL HOLDINGS INC SENIOR CORP_BND vee |- 1.GFE ... ...94.9130 |...coennnnnnns 2,372,823 |.... ... 2,595,522 0 [ (36,254) |0 o0 e 2.650 |...... 1.142 . 66,250 |....07/15/2021 ...|....10/01/2026 ...
714046-AJ-8 ..... REVVITY INC SENIOR CORP_BND voo |- 2.BFE ... L 72,1180 [ 1,658,716 |.... ... 2,479,786 O [ (210 [0 [0 3.625 |...... 3.188 . 83,375 |....10/06/2021 ...|....03/15/2051 ...
714046-AN-9 ..... REVVITY INC SENIOR CORP_BND |--2.BFE ... ...82.1890 |... ....972,671 0 . 218 o0 0 e 2.250 |...... 2.284 . 21,938 |....09/08/2021 ...|....09/15/2031 ...
T167TK-AA-6 ..... PETSMART LLC SECURED CORP_BND 144A . L4.AFE .. ...93.7500 |. ..703,125 |. 750,000 |.. .0 L0 4.750 |......4.750 ....01/29/2021 .. 02/15/2028
717081-EV-1 ..... PFIZER INC SENIOR CORP_BND .. .1.FFE ...87.1250 |. .. 3,180,073 |. .4,207,856 |.. .0 ..(14,807) | .4.000 |......3.109 ....08/22/2019 .. 03/15/2049
74170*-AS-8 ..... PRIME PROPERTY FUND LLC SENIOR CORP_BND 1.6 .. ...93.2930 |. .. 1,865,862 |. .2,000,000 |.. .0 ......3.580 |......3.580 ....10/11/2017 .. 10/11/2029 ...
74264*-AB-2 ..... PRISA LHC LLC SENIOR CORP_BND 1.F .. .. 2,000,000 |...98.2610 |....eennneeenn 1,965,225 |.... ....2,000,000 JL I N | [ APPSRt | B IR | B AT 4.270 |...... 4.270 ...04/15/2014 ...|....04/15/2026 ...
742730-AC-T7 ..... PRIT CORE REALTY HOLDINGS LLC SENIOR COR B 1,500,000 |...97.9570 [....oeerennnn 1,469,353 |.... .... 1,500,000 0. RN | N AR | B RN 4.000 |...... 4.000 ....02/14/2013 ...|....02/14/2025 ...
74340X-BJ-9 ..... PROLOGIS LP SENIOR CORP_BND N A ...88.4350 |........een..t 2,431,974 |.... .... 3,002,937 0 [ (6,282) |0 o0 e 4.375 |...... 3.791 ....05/29/2019 ...|....09/15/2048 ...
T44320-CE-3 ... PRUDENTIAL FINANCIAL INC SENIOR CORP_BND .. N ...88.7830 |.....oounnnnns 2,441,527 |.... ....2,885,801 0 | 2 (2,976) [0 |0 e 4.350 |...... 4.039 ....06/22/2019 ...|....02/25/2050 ...
744560-CA-2 ..... PUBLIC SERVICE ELECTRIC AND GA SECURED C . N A ... 75.1460 |....covnnnnnns 2,630,100 |.... .... 3,476,974 O [ 571 |0 o0 e 3.200 |...... 3.238 ....08/08/2019 ...|....08/01/2049 ...
74460D-AG-4 ..... PUBLIC STORAGE OPERATING CO SENIOR CORP_ .. 2 .. ...91.8390 |......ounnnnns 4,591,965 |.... ... 4,972,933 O e 9172 o0 [0 e 1.500 |...... 1.695 . ....01/12/2022 ...|....11/09/2026 ...
745332-CJ-3 ...... PUGET SOUND ENERGY INC SECURED CORP_BND ... N A L 717760 |oeeeeennnnnnns 3,588,820 |.... ....4,980,175 O [ 482 o0 [0 e 3.250 |...... 3.273 .. 162,500 |....08/19/2019 ...|....09/15/2049 ...
749685-Al-3 ..... RPM INTERNATIONAL INC SENIOR CORP_BND ... N ...82.8220 |... .. 3,213,494 |.... ... 3,829,442 O e 1176 |0 [0 e 4.250 |...... 4.338 .. 164,900 |....09/26/2019 ...|....01/15/2048 ...
750236-Al-1 ..... RADIAN GROUP INC SENIOR CORP_BND ... 1 ...96.5000 |. ..868,500 |. ... 900,000 |.. .0 .4.875 |......4.875 . 43,875 |....06/13/2019 .. 03/15/2027
75884R-AV-5 ..... REGENCY CENTERS LP SENIOR CORP_BND ... 1 ...95.7470 |. .. 3,829,896 |. 4,017,729 |.. .0 .3.600 |......3.432 144,000 [....05/22/2019 .. 02/01/2027
759509-AG-7 ..... RELIANCE STEEL & ALUMINUM CO SENIOR CORP . 1 ...84.9890 |. ..849,894 |. 1,003,277 |.. .0 .2.150 |......2.095 . 21,500 |....07/31/2020 .. 08/15/2030
760759-AW-0 ..... REPUBLIC SERVICES INC SENIOR CORP_BND ... mi ...73.7330 |. .905,49 |.. .0 .3.050 |......3.611 . 30,500 |....03/18/2020 .. 03/01/2080 ...
76119L-AB-7 ..... RESIDEO FUNDING INC SENIOR CORP_BND 144A ............|... ... .2 .. 87.0000 |. .1,000,000 .1,000,000 |.. .0 ......4.000 |......4.000 . 40,000 |....08/10/2021 .. 09/01/2029 ...
76131V-B*-3 ..... RETAIL PROPERTIES OF AMERICA | SENIOR CO . ...94.4610 |... 15,000,000 |.. ...15,000,000 O o0 o0 [0 e 4.240 |...... 4.240 ..636,000 |....12/28/2016 ...|....12/28/2028 ...
76169#-AH-6 ..... REYES HOLDINGS LLC SECURED CORP_BND ...99.1200 |... 1,333,333 |.. ... 1,333,333 JL I N | [ APPSRt | B IR | B AT 4.850 |...... 4.848 ... 64,667 |....02/04/2015 ... |....02/04/2025 ...
773903-AJ-8 ..... ROCKWELL AUTOMATION INC SENIOR CORP_BND ... ...90.1370 |... .4,050,000 |.. .... 4,508,630 JLOJ R ( | £, N | I RPN | ) AN 4.200 |...... 3.505 ..170,100 |....08/22/2019 ...|....03/01/2049 ...
784880-AJ-4 ..... AMERICAN CORE REALTY FUND LLC SENIOR COR .. ...97.2750 |... .3,250,000 |.. ... 3,250,000 JL N N | I APPSRt | B IR | B FOT 4.340 |...... 4.340 .. 141,050 |....08/15/2018 ...|....08/15/2030 ...
785592-AN-8 ..... SABINE PASS LIQUEFACTION LLC SECURED COR .. . 100.1250 |... .1,000,000 |.. ....1,000,000 I RN | N | RPN | ) SN 5.625 |...... 5.623 ... 56,250 [....01/14/2016 ...|....03/01/2025 ...
79466L-AH-7 ..... SALESFORCE INC SENIOR CORP_BND ...88.9660 |... .4,675,000 |.. ....4,678,388 O [ B 0 o0 e 1.500 |...... 1.481 . 70,125 |....07/15/2021 ...|....07/15/2028 ...
79575@-AK-3 ..... SALTCHUK RESOURCES INC SECURED CORP_BND ...96.2220 |. .525,000 |.. .0 .4.270 |......4.268 . 22,417 |....06/25/2013 .. 06/25/2028 ...
79575@-AL-1 ..... SALTCHUK RESOURCES INC SECURED CORP_BND . ...96.5370 |. 750,000 |.. .0 .4.500 |......4.499 . 33,750 |....09/02/2014 .. 09/02/2029
80282K-BC-9 ..... SANTANDER HOLDINGS USA INC SENIOR CORP_B 2 ...91.4450 |. . .4,050,000 |.. .0 .2.490 |......2.488 100,845 |....01/03/2022 .. 01/06/2028
808513-BF-1 ..... CHARLES SCHWAB CORPORATION TH SENIOR CO .. 2 ...91.7070 |. .. 4,585,365 |. . 4,989,363 |.. .0 .0.900 |......0.998 . 45,000 |....06/30/2021 .. 03/11/2026
817826-AC-4 ..... 7-ELEVEN INC SENIOR CORP_BND 144A ........ 2 ...92.4590 |. .. 4,622,960 |. . 4,958,485 |.. .0 ......0.950 |......1.351 . 47,500 |....06/29/2021 .. 02/10/2026 ...
82088K-AJ-7 ..... SHEA HOMES LIMITED PARTNERSHIP SENIOR CO N L ...91.7500 |... 671,644 0 [ 18,700 |0 o0 e 4.750 |...... 8.616 . 38,000 |....11/08/2022 ...|....04/01/2029 ...
824348-AX-4 ..... SHERWIN-WILLIAMS COMPANY ~THE SENIOR COR . B L ...91.5150 |... ... 4,907,821 O e 2,147 o0 [0 e 4.500 |...... 4.630 ..225,000 |....05/22/2019 ...|....06/01/2047 ...
829259-BA-7 ..... SINCLAIR TELEVISION GROUP INC SECURED CO .. 2 ... ...70.5000 |... JL N N | I APPSRt | B IR | B FOT 4125 |...... 4.125 ... 33,000 [....11/19/2020 ...|....12/01/2030 ...
83088M-AK-8 ..... SKYWORKS SOLUTIONS INC SENIOR CORP_BND .... 2. ...92.7040 |... JLO U T80 N N | I RPN | ) AN 1.800 |...... 1.490 ... 90,000 |....06/30/2021 ...|....06/01/2026 ...
845743-BT-9 ..... SOUTHWESTERN PUBLIC SERVICE CO SECURED C .. N L ...76.9700 |... 0 [ 1,088 |0 o0 e 3.750 |...... 3.821 .. 150,000 |....06/11/2019 ...|....06/15/2049 ...
84765E-AA-6 ..... CORENELL HEALTH SENIOR CORP_BND 2. ... 77.2530 |... .. O o0 o0 [0 3.487 |...... 3.487 . 92,929 |....10/22/2019 ...|....07/15/2049 ...
84860*-AB-9 ..... SPIRITS OF ST LOUIS BASKETBALL SECURED C . ...91.8900 |... 621,050 |.... ..675,862 |.. 675,862 JL I N | I FORPPRRY | B IR | B FOU 3.850 |...... 3.869 . 26,021 |....02/10/2015 ...|....03/31/2033 ...
852060-AD-4 ..... SPRINT CAPITAL CORPORATION SENIOR CORP_B .. 1. . 108.2500 |... 844,350 |.... . 780,000 |.. ... 766,906 O e 2,110 o0 [0 6.875 |...... 7.285 . 54,405 |....07/16/2014 ...|....11/15/2028 ...
853496-AG-2 ..... [ STANDARD BUILDING SOLUTIONS IN SENIOR CO 1 ...91.5000 |. ..686,250 |. . 750,000 750,000 |.. .0 0] ......4.375 |......4.375 . 32,813 |....06/16/2020 .. 07/15/2030 ...
855244-AS-8 ..... STARBUCKS CORPORATION SENIOR CORP_BND ... 1.. ...90.9420 |........oennns 3,751,374 |.... .4,125,000 |. ....4,787,184 .0 (16,942) ..o o0 4.500 |...... 3.514 .. 185,625 |....08/23/2019 ...|....11/15/2048 ...
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858119-BF-6 ..... STEEL DYNAMICS INC SENIOR CORP_BND ........eeuvvvvevnnefons vun]vunnnns T L 2BFE | 1,395,660 |. 101.0000 |.............. 1,414,000 [.oeeeeennnnn 1,400,000 |....eevennnn 1,397,082 [oiiiiiiinnnnnn (U R 11 RN | N AU | B RN 5.000 |...... 5.078 | D cevvven Jovvnniiiiiiinnns 3,111 ....07/18/2022 ...|....12/15/2026 ...
86765L-AN-7 ..... SUNOCO LP SENIOR CORP_BND A1 [ 8B FE L .. 945,000 |...99.7500 |... .1,000,000 |.. ....971,009 O e 5,790 |0 o0 e 5.875 |...... 6.678 |MS ...... e 17,299 ... ....12/03/2018 ...|....03/15/2028 ...
871829-BD-8 ..... SYSCO CORPORATION SENIOR CORP_BND .. 2 e [ 2B FE L ...88.3940 |... ... 675,000 |.. ....773,999 JLOJ R 7+ . N | N RPN | ) A 4.500 |...... 3.528 [AD coeven eviiniiniieies 7,594 |... ....09/26/2019 ...|....04/01/2046 ...
871829-BH-9 ..... SYSCO CORPORATION SENIOR CORP_BND .. e 2B FE L ...88.1370 |... .3,075,000 |.. ... 3,325,081 0 [ (6,298) |veeceeeeen0 o0 e 4.450 |...... 3.920 [MS ...... .. 40,291 |... ...06/26/2019 ...|....03/15/2048 ...
87264A-AT-2 ..... T-MOBILE USA INC SENIOR CORP_BND ... A1 [ 2B FE L . 100.3750 |... O o0 o0 [0 e 5.375 |...... 5.375 (A0 ...... . ....03/13/2017 ...|....04/15/2027 ...
87264A-AZ-8 ..... T-MOBILE USA INC SENIOR CORP_BND N2 e 2B FE L ...88.3720 |... 2,518,588 |.... ....3,170,540 0 e (7,202) |0 o0 e 4.500 |...... 3.811 A0 ...... .. 128,250 |....05/25/2021 ... |....04/15/2050 ...
883556-BY-7 ..... THERMO FISHER SCIENTIFIC INC SENIOR CORP .. A1 [ TG FE L ...89.3890 |... 3,061,577 |.... .... 3,858,614 O [ (12,321) |0 o0 e 4.100 |...... 3.312 [FA ...... .. 140,425 |....08/23/2019 ...|....08/15/2047 ...
88579Y-BK-6 ..... 3\l CO SENIOR CORP_BND N L .. 1.G FE ..|... ...72.5820 |... 3,629,075 |.... . .... 4,894,967 0 2,543 |0 0 e 3.250 |...... 3.373 [FA ...... .. 162,500 |....08/19/2019 ...|....08/26/2049 ...
89788M-AC-6 ..... [TRUIST FINANCIAL CORP SENIOR CORP_BND 2 .1.GFE .. ...87.5170 |. ..4,375,870 |. .5,000,000 . 4,995,792 |.. .0 1,125 |......1.149 . 56,250 |....07/30/2020 .. 08/03/2027
902494-BH-5 ..... [TYSON FOODS INC SENIOR CORP_BND .. 1 .2.BFE .. ...90.1080 |. .. 3,514,204 |. .3,900,000 (4,771,671 |.. .0 .5.100 |......3.6% ...08/23/2019 .. 09/28/2048
92332Y-AC-5 ..... [VENTURE GLOBAL LNG INC SECURED CORP_BND 2 .3.BFE .. . 105.5000 |. ...50,000 ..49,963 |.. .0 19500 [ 90499 [FA s e 884 [ ....10/19/2023 .. 02/01/2029 ...
928563-Ad-4 ... VMWARE INC SENIOR CORP_BND 2 e [ 2.CFE L. ...91.3410 |... . . .5,000,000 |.. ....5,007,458 0 [ (2,865) |oeeeeeeeeeen0 [0 e 1.400 |...... 1.340 ...07/28/2021 ...|....08/15/2026 ...
95081Q-AN-4 ... WESCO DISTRIBUTION INC SENIOR CORP_BND 1 .. 2 e [ 3B FE L . 100.5000 |... 1,005,000 |.... .1,000,000 |.. ....1,000,000 I RN | A | RN | B AN 71425 |...... 7.125 ....06/29/2020 ...|....06/15/2025 ...
95709T-AQ-3 ..... EVERGY KANSAS CENTRAL INC SECURED CORP_B .. e [ LFFE L ... 71.7900 |... 2,153,703 |.... .3,000,000 |.. ....3,071,352 O [ (1,843) |0 o0 e 3.250 |...... 3.113 ....08/26/2019 ...|....09/01/2049 ...
960413-AZ-5 ..... WESTLAKE CORP SENIOR CORP_BND 2 e [ 2B FE L .. 66.0110 |... ....4,973,818 O 5,935 |0 [0 3125 |..... 3.421 ....10/06/2021 ...|....08/15/2051 ...
976843-BII-3 ..... WISCONSIN PUBLIC SERVICE CORPO SENIOR CO .. e [ LFFE L ...73.0360 |... .... 1,548,401 O e 39 0 [0 e 3.300 |...... 3.306 ....08/07/2019 ...|....09/01/2049 ...
98954#-AB-2 ..... ZIEGLER INC SENIOR CORP_BND .. 1,000,000 |...99.2150 |... ....1,000,000 I RN | N | N RN | B AN 4.520 |...... 4.520 ....04/22/2014 ...|....04/17/2024 ...
G1652#-AA-6 ..... THE BRYANSTON THREE PARTNERSHI SENIOR CO .. .. 1,396,117 |...97.0640 |... ....1,253,780 0 feeeennn(29,082) |oveeeeeeeeenn0 [l 78,468 ... 4.130 |...... 1.524 ...11/20/2020 ...|....09/05/2027 ...
318069-Be-9 ..... FINNING INTERNATIONAL INC SENIOR CORP_BN .. 4,500,000 |...97.3740 |... ....4,500,000 I RN | N | RN | B AN 4.530 |...... 4.530 ....04/03/2012 ...|....04/03/2027 ...
92660F-AG-9 ..... VIDEOTRON LTD SENIOR CORP_BND 144A .... 1,000,000 |...99.2500 |. .1,000,000 |.. .0 .5.375 |......5.375 ....03/26/2014 .. 06/15/2024
94106B-AB-7 ..... WASTE CONNECTIONS INC SENIOR CORP_BND ...71.9300 |. .4,000,000 .3,616,892 |.. .0 .3.050 |......3.618 ...03/18/2020 .. 04/01/2050
C1465*-AK-9 ..... CGI INC SENIOR CORP_BND ... ...98.4340 |. ..140,621 |. .. 142,857 142,857 |.. .0 .3.740 |......3.739 ....09/12/2014 .. 09/12/2024
C1465*-AL-7 ..... CGI INC SENIOR CORP_BND . ...98.8540 |. .. 3,954,167 |. .4,000,000 .4,000,000 |.. .0 .4.060 |......4.060 ....09/12/2014 .. 09/12/2024 ...
05864@-AN-1 ..... MULLEN GROUP LTD SENIOR CORP_BND ... ...97.7230 |. ..5,928,865 |. .6,067,041 .6,067,041 |.. .0 ......4.070 |......4.070 ...10/22/2014 .. 10/22/2026 ...
47837R-AA-8 ..... JOHNSON CONTROLS INTERNATIONAL SENIOR CO .. ...82.9630 |... 477,034 |.... 573,768 O e 171 0 [0 e 1.750 |...... 1.784 ....09/08/2020 ...|....09/15/2030 ...
78467K-B*-7 ..... SSE PLC SENIOR CORP_BND ...99.5050 |... 4,000,000 J I N | I APPSR | B IUUPRRPRRTIN | B AU 4.010 |...... 4.010 ...04/16/2012 ...|....04/16/2024 ...
89366L-AD-6 ..... TRANSELEC SA SENIOR CORP_BND 144A .. ...97.8750 |... O e (94) |0 [0 e 4.250 |...... 4.149 ....08/12/2015 ...|....01/14/2025 ...
D2736#-AK-5 ..... FRITZ DRAXLMAIER GMBH & CO KG SENIOR COR . B...... . 100.2770 |... O 0 0 el 11,220 ) 4.050 |...... 4.050 ....04/02/2014 ...|....04/02/2024 ...
G0566*-AC-3 ..... ARQIVA PP FINANCING PLC SECURED CORP_BND .. B...... . 100.0000 |... . .. 2,126,978 O 0 o0 [l 119,964 ).l 5.186 |...... 2.421 ....07/24/2014 ...|....06/29/2029 ...
G1018#-AA-5 ..... THE BERKELEY TWO PARTNERSHIP SENIOR CORP .. B...... 1. ...97.0640 |... 1,113,638 |.... 1,147,320 |.. 1,253,780 0 feeennn(29,082) |oveeeeeeeeenn0 [l 78,468 ... 4.130 |...... 1.524 ...11/20/2020 ...|....09/05/2027 ...
G1591#-AU-6 ..... BRITVIC PLC SENIOR CORP_BND .... .|B. . ...96.1400 |. 1,960,953 |. .2,039,680 .2,039,680 |.. .0 . .2.310 |......2.310 ....02/15/2017 .. 02/20/2025 ...
G2037%-AA-4 ... CHANEL LTD SENIOR CORP_BND D |1 ...98.7920 |. ..469,264 |. ..475,000 .484,398 |.. .0 ..(11,804) |. .3.770 |......1.235 ....10/15/2020 .. 10/15/2024
G2037*-AB-2 ..... CHANEL LTD SENIOR CORP_BND N L b ...98.1140 |. ..1,618,876 |. . 1,650,000 1,757,137 |.. .0 .. (37,310) |. .3.920 |......1.531 ....10/15/2020 .. 10/15/2026
G2037*-AC-0 ..... CHANEL LTD SENIOR CORP_BND D |1 ...95.9910 |. ..5,087,520 |. .5,906,594 |.. .0 ..(97,930) | .4.070 |......1.968 ....10/15/2020 .. 10/15/2029
G2037*-AD-8 ..... CHANEL LTD SENIOR CORP_BND .. N L b ...94.3890 |. ..1,816,983 |. .2,287,013 |.. .0 ..(28,731) |. ......4.590 |......2.581 ....10/15/2020 .. 10/15/2034 ...
G2956@-AA-9 ..... ABP ACQUISITIONS UK LTD SECURED CORP_BND .. B...... . 100.0000 |... 8,286,200 |.... ....8,286,200 O feeiieeeen0 0 [l 467,350 ... 5.186 |...... 5.186 ...04/25/2012 ...|....04/25/2033 ...
G2956@-AC-5 ..... ABP ACQUISITIONS UK LTD SECURED CORP_BND .. B...... 1. . 100.0000 |... 1,274,800 |.... .... 1,274,800 O 0 o0 [l 71,900 . 5.186 |...... 2.793 ....06/11/2013 ...|....12/26/2033 ...
63646#-AC-7 ..... FORTH PORTS LTD SECURED CORP_BND B...... ...99.8900 |... 6,494,322 |.... ....6,501,480 O o0 o0 [ ... 366,690 ... 5.030 |...... 5.029 ....12/05/2013 ...|....12/05/2031 ...
G6515#-AC-8 ..... JOHN 100D GROUP PLC SENIOR CORP_BND D...... ...94.3970 |... ....2,207,814 I RN | N | RN | B AN 3.920 |...... 3.920 ....08/13/2014 ...|....08/13/2026 ...
(8698#-AA-7 ... THE TAUNTON ONE PARTNERSHIP SENIOR CORP_ B...... 1. ...97.0320 |... 0 [ (22,619) |0 [l 57,142 | 4.130 |...... 1.524 ....11/20/2020 ...|....09/05/2027 ...
L8367#-AC-7 ..... SHURGARD LUXEMBOURG SARL SENIOR CORP_BND .. B...... ...99.1820 |... O o0 o0 [l 227,766 . 3.260 |...... 3.260 ....07/24/2014 ...|....07/24/202%6 ...
P7077@-AH-7 ..... NASSAU AIRPORT DEVELOPMENT CO SENIOR COR .. {D...... . ...87.0420 |.......oeen.n. 3,988,706 |.... . . ... 4,582,500 JLO N I | I FORPRRt | B IR | B AT 6.340 |...... 6.390 . ...05/31/2012 ...|....08/31/2035 ...
P7077@-AK-0 ..... NASSAU AIRPORT DEVELOPMENT CO SENIOR COR ............fees ... D...... s 30 PL e 5,400,000 |...86.9610 |.............. 4,695,898 |.......oennnns 5,400,000 [.....ccoennnns 5,400,000 [....ccevnnnnnnnns O o (I OO PPN | I FOUUUUUPTTRN (N RN 6.440 |...... 6.491 [MJSD ... [oeeeeeiiiiiiinnnn 966 |ouiiinninnns 350,997 |....08/30/2012 ... |....06/30/2035 ...
1019999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) - Issuer
Obligations 554,603,087 | XXX 475,251,487 533,648,394 545,088,803 0 (425,534) 0 1,746,772 XXX XXX XXX 4,343,251 20,413,640 XXX XXX




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE D - PART 1

Showing All Long-Term BONDS Owned December 31 of Current Year
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1 2 Codes 6 7 Fair Value 10 11 Change in Book/Adjusted Carrying Value Interest Dates
3| 4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
Desig-
nation,
NAIC Total
Desig- Foreign
F nation Current Exchange
o Modifier Year's Change
r and Rate Current Other- in
C| e SVO Used to Book/ Unrealized Year's Than- Book/ Admitted Stated
o i Admini- Obtain Adjusted Valuation (Amor- | Temporary | Adjusted Effective Amount Amount Contractual
CuUsIP d g | Bond | strative Actual Fair Fair Par Carrying Increase/ | tization)/ [Impairment| Carrying Rate Rate | When Due and Received Maturity
Identification Description e n Char_[ Symbol Cost Value Value Value Value (Decrease) | Accretion |Recognized Value of of Paid Accrued During Year Acquired Date
07324F-AC-4 ..... BAYVIEW FINANCIAL ACQUISITION SENIOR ABS AR e 1,366,632 |...84.7510 |.......oennnnt 1,427,433 |oovveens 1,684,277 |.oovvvvnnnnnns 1,682,625 |...coovvnnnnnnns (O R I PN | [ AU | B RN 7.331 |...... 1.970 | MON ..... ....04/22/2013 ...|....08/28/2047 ...
12648E-AJ-1 ... CREDIT SUISSE MORTGAGE CAPITAL SUPSEN WH .... 1TARM ... ...94.4290 |... ..704,504 |.. O e 5,762 0 o0 e 3.000 |...... 4.729 [MON ..... ....02/27/2014 ...|....05/27/2036 ...
362256-AC-3 ..... GSAA HOME EQUITY TRUST GSAA_06 SENIOR WH ... 1AM ... ...32.3490 |... . 3,355,260 |.. JLO O (1o I 74N N | I RPN | ) AN 5.950 |...... 7.450 [MON ..... ....01/18/2013 ...|....10/25/2036 ...
362420-PL-1 ... GSR MORTGAGE LOAN TRUST GSR_04 SENIOR WH . 1TARM ... ...93.2690 |... JL N N | I APPSRt | B IR | B FOT 4.9 |...... 5.217 [MON ..... ....07/28/2016 ...|....12/25/2034 ...
52518R-CC-8 ..... LEHVAN STRUCTURED SECURITIES C SUPSEN WiH .. e AN L ...94.3420 |... . O 5,139 |0 [0 5.810 |...... 6.084 | MON ..... ....04/24/2014 ...|....09/26/2045 ...
52524P-AA-0 ... LEHVAN XS TRUST LXS_07-6 SUPSEN ABS_ABS ... L LAFRM ... ...79.1090 |... ....2,128,251 JL N N | I APPSRt | B IEUPRRPRRIN | B AT 7.049 |...... 6.441 [MON ..... ...04/02/2013 ...|....05/25/2037 ...
61751J-AK-7 ..... MORGAN STANLEY MORTGAGE LOAN T SENIOR WH . 1AM ... ...35.0030 |... 924,023 |.... 976,743 O 0 e 81,835 [0 5.960 |...... 7.436 [MON ..... ....04/24/2014 ...|....02/25/2047 ...
643529-AB-6 ..... NEW CENTURY ALTERNATIVE MORTGA SENIOR WH .... 1TARM ... ...19.6380 |... ..1,081,702 |.... 972,528 e e (105,915) |0 [0 4.674 |..... 10.545 [MON ..... ....09/04/2012 ...|....10/25/2036 ...
74958E-AS-5 ... RESIDENTIAL ASSET SECURITIES C SUPSEN WH .. v (4 o 1B RN L ...79.1740 |... 586,844 |.... ... 616,108 |...oeeeeennnnn oo (4587) |vviiinenl0 0 s 5.750 |...... 9.668 [ MON ..... ...05/30/2012 ... |....12/25/2036 ...
1029999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) -

Residential Mortgage-Backed Securities XXX 8,872,066 9,223,649 0 377,79 XXX XXX
06035R-AS-5 ..... BANK_18-BN14 LCF SENIOR_CMBS _18-BN14 .. N LA ...96.5180 |... 4,825,920 |.... 5,303,244 0 . ..211,550 |....03/26/2020 ... |....09/15/2060 ...
06036F-BB-6 ..... BNK_18-B15 LCF SENIOR_CMBS _18-BN15 .. 4 1.4 .. ...96.6970 |. 1,042,632 |. .1,118,3%5 |.. .0 . 44,618 |....03/28/2019 .. 11/15/2061
06539L-BB-5 ..... BANK_18-BN13 LCF SENIOR_CMBS _18-BNK13 . 4 1.A .. ...95.99%0 |. .. 3,359,846 |. .3,737,023 |.. .0 147,595 |....04/22/2020 .. 08/15/2061
065390-BE-5 ..... BANK BANK_20-BNK25 AM SUB_CMBS _20-BN25 4 1.4 .. ...83.8610 |. 1,635,292 |. .1,986,357 |.. .0 . 55,400 |....01/27/2020 .. 01/15/2063 ...
065402-BB-4 ..... BANK BANK_19-BN18 LCFCRUT SENIOR_CMBS _1 . N LA ...89.5720 |... 4,702,549 |.... 5,275,067 0 . .. 174,563 |....05/21/2019 ...|....05/15/2062 ...
06540A-AD-3 ..... BANK BANK_19-BN20 LCF SENIOR_CMBS _19-BN .... I LA .. 86.8880 |... 4,963,049 0. .. 150,550 |....03/18/2020 ...|....09/15/2062 ...
06540R-AD-6 ..... BANK BANK_17-BNK9 LCFCRUT SENIOR_CMBS _1 ... N LA ...93.7820 |... 0 . ... 21,847 |....03/31/2020 ...|....11/15/2054 ...
06540V-BB-0 ..... BANK_19-BNK24 LCF SENIOR_CMBS _19-BNK24 ... I LA ...88.9170 |... .. 139,120 |....01/23/2020 ... |....11/15/2062 ...
06540V-BE-4 ..... COMMERCIAL MORTGAGE PASS-THROU AM SUB_CM . N LA ...86.8730 |... . ... 65,660 [....01/28/2020 ...|....11/15/2062 ...
08160K-AG-9 ..... BENCHVARK MORTGAGE TRUST BMARK AM SUB_CM .... I LA ...83.2650 |... 0. . 32,310 |....01/28/2020 ...|....12/15/2072 ...
08162P-AX-9 ..... BENCHVARK MORTGAGE TRUST BMARK LCF SENIO ... N LA ...93.5140 |... 1,310,696 0 . . 45,825 |....03/31/2020 ...|[....01/15/2051 ...
08163A-AG-8 ..... BAMRK_20-B18 AM SENIOR_CMBS _20-B18 .. I LA ...76.8970 |... 953,521 |.... 1,270,099 0. . 28,954 |....08/24/2020 ...|....07/15/2053 ...
08163A-AH-6 ..... BAMRK_20-B18 SUB SUB_CMBS _20-B18 ... 4 1.A .. ...71.6520 |. ..358,259 |. 510,291 |.. .0 . 13,240 |....07/23/2020 .. 07/15/2053
12512J-AW-4 . CD COMMERCIAL MORTGAGE TRUST C LCF SENIO . 4 1.4 .. ...94.6400 |. .. 2,839,194 |. .3,162,165 |.. .0 ....03/31/2020 .. 08/15/2051
12529T-AX-1 ..... | CANTOR COMMERCIAL REAL ESTATE LCF SENIOR . 4 1.A .. ...87.6340 |. ..876,345 |. .1,016,779 |.. .0 ....04/06/2020 .. 01/15/2053
12529T-AY-9 . CANTOR COMMERCIAL REAL ESTATE AM SUB_CMB . |4 1.4 .. ...82.7660 |. .. 5,793,649 |. 7,128,097 |.. .0 ....12/09/2019 .. 01/15/2083 ...
12591K-AH-8 ..... | COMMERCIAL MORTGAGE PASS THROU SUB SUB_C .. |4 3.0 .. ...54.0370 |. 1,672,394 |. . 3,094,905 3,119,444 |.. .0 ...12/22/2015 .. 10/10/2046 ...
12597D-AD-7 ..... CSAIL COMMERCIAL MORTGAGE TRUS LCF SENIO ... I LA ...88.4490 |... 1,998,949 |.... .2,260,000 |.. 2,200,913 0. ....03/25/2020 ...|....12/15/2052 ...
12630B-BD-9 ..... COMM MORTGAGE TRUST COMM_13-CR SUB SUB_C .... N LA ...94.2940 |... ..682,051 |.. ....702,388 0 . ....12/13/2013 ... |....11/12/2046 ...
17328C-AD-4 ..... CITIGROUP COMMERCIAL MORTGAGE LCF SENIOR ... I LA ...89.6500 |... .1,000,000 |.. ....974,681 0. ....03/25/2020 ...|....12/15/2072 ...
233063-AT-3 ..... DEUTSCHE BANK COMMERCIAL MORTG LCF SENIO ... N LA .. 81.7180 |... .1,000,000 |.. 1,019,413 0 . ....08/20/2020 ...|....09/15/2053 ...
46641J-BB-1 ..... JPMBB COMMERCIAL MORTGAGE SECU SUB SUB C ... I LA ...90.2830 |... 6,990,044 0. ....02/19/2014 ...|....02/15/2047 ...
61691R-AE-6 ..... MORGAN STANLEY CAPITAL | TRUST LCF SENIO .... N LA ...96.3470 |... . 4,946,812 0 . ...05/24/2019 ...|....12/15/2051 ...
616928-CB-4 ..... MORGAN STANLEY CAPITAL | TRUST SUB SUB_C . 4 1.4 .. ...75.3550 |. ..565,162 |. . 750,000 ....765,009 |.. .0 ....07/23/2020 .. 07/15/2083 ...
90276V-AE-9 ..... UBS COMMERCIAL MORTGAGE TRUST LCF SENIOR . 4 1.A .. ...94.0860 |. ..2,587,361 |. .2,750,000 .2,908,218 |.. .0 ....05/01/2020 .. 02/15/2051
90276W-AV-9 ..... UBS COMMERCIAL MORTGAGE TRUST AM SUB_CMB . 4 1.4 .. ...92.1860 |. . 500,000 .537,999 |.. .0 ....08/24/2020 .. 12/15/2050
90278\1-BA-4 ..... UBS COMMERCIAL MORTGAGE TRUST LCF SENIOR . 4 1.A .. ...87.7350 |. .1,000,000 1,048,005 |.. .0 ....06/16/2020 .. 10/15/2052 ...
90278P-BE-9 ..... UBS COMMERCIAL MORTGAGE TRUST SUB SUB_CM . 4 1.4 .. ...79.1870 |. 1,023,574 |.. .0 ....06/25/2020 .. 12/16/2082 ...
95002E-BB-2 ..... WELLS FARGO COMMERCIAL MORTGAG LCF SENIO .... N LA ...87.6320 |... ... 3,973,152 0 . ...07/28/2020 ...|....02/15/2053 ...
95002X-BD-6 ..... WELLS FARGO COMMERCIAL MORTGAG PRELCF SE .... I L LA ...83.9480 |... .... 2,039,241 .0 . ....08/19/2020 ...|....08/15/2053 ...
962210-AJ-2 ... WF-RBS COMMERCIAL MORTGAGE TRU SUB SUB_C ... N LA ...98.0980 |... 0 . ....10/27/2015 ...|....12/15/2046 ...
962210-AK-9 ..... WF-RBS COMMERCIAL MORTGAGE TRU SUB SUB_C . I L LA ...93.4430 |... .0 . . ....10/27/2015 ...|....12/15/2046 ...
96221T-AK-3 ..... WFRBS_14-LC14 SUB SUB_CMBS _14-LC14 4 ... 1AL ...98.8120 |... ....3,631,721 0. .. 178,437 |....10/15/2015 ...|....03/15/2047 ...
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Showing All Long-Term BONDS Owned December 31 of Current Year
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C| e SVO Used to Book/ Unrealized Year's Than- Book/ Admitted Stated
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1039999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) -

Commercial Mortgage-Backed Securities 84,489,355 | XXX 71,288,139 80,627,372 82,646,873 0 (408,075) 0 0 XXX XXX XXX 246,022 2,928,744 XXX XXX
126650-BV-1 ..... CVS HEALTH CORP SENIOR CORP_BND 144A ... ..3,397,073 |...99.3220 |. .3,374,041 |.. 3,397,073 |. 03,396,945 |ooeeeniiiiinnnn0 oo (19) il [0 BLTTR 5.842 .196,113 |....12/01/2010 ...|....01/10/2033 ...
126748-AA-6 ..... CVS PASSTHROUGH TRUST SECURED CORP_BND . 1,083,676 |...93.3060 |. 01,011,134 |.. 1,083,676 |. 21,083,676 |-eeeeeeeeeeenn0 o0 0 [0 ]l 40016 . 4.049 ...07/11/2013 ...|....08/10/2035 ...
345280-HA-0 ..... FORD CREDIT FLOORPLAN MASTER O SENIOR AB 2,023,242 |...93.6030 [.... . 1,872,069 2,000,000 |.eevvunninens 2,008,612 [.....cevveeeennn0 Jvenneen (4,995) [oiiiiiinnn0 Jveeiinnenennnnl0 [l 0012060 e 0.807 ...01719/2021 ...|....09/15/2027 ...
34532J-AA-2 ... FORD CREDIT AUTO ONNER TRUST F SENIOR AB ... 1,516,172 |...93.2420 |.... 1,500,000 1,506,258 |.oevvveeeeeeennn0 [ (2,664) [0 |0 [0 12060 ... 0.826 ...02/09/2021 ...|....04/15/2033 ...
74170*-AD-1 ..... [PRIME PROPERTY FUND LLC SENIOR CORP_BND .. . 1,000,000 |...98.9180 |. 1,000,000 1,000,000 |eeeeniiiiennnnn0 fooviiiiiiiiin 0 0 fnnnn 0140003880 . 3.880 ...07/30/2014 .. 07/30/2024
74170*-AE-9 ..... PRIME PROPERTY FUND LLC SENIOR CORP_BND .. . 1,000,000 |...97.9430 |. 1,000,000 1,000,000 |-eeeeeeeeeeennnn0 o0 0 [0 ... 3,980 . 3.980 ...07/30/2014 .. 07/30/2026
82817*-AB-7 ..... SILVERSPRINGMETROCENTERI || SECURED CORP_ . 7,000,000 |. 100.3470 |. 7,000,000 .7,000,000 |eeveenireiennnn0 fooiiiiiiiiii 0 0 [0 0005682 . 5.682 ...11/18/2013 ...|....01/05/2029 ...
82817@-AB-5 ..... SILVER SPRING METRO CENTER |V SECURED CO . 3,500,000 |. 102.9930 |.... . 3,500,000 3,500,000 [..ceevvvenieeeenn0 o0 [0 0 6414 L 6.414 ...11/18/2013 ...|....01/05/2029 ...
85234#-AB-1 ..... STADIUM FUNDING TRUST SECURED CORP_BND ............... ) PN 816,352 |...93.4560 |.... 762,927 v 816,352 [.oveviivnnnnnnns 816,352 [.ooovvvvvvnnnnn0 v o0 oiiiinl0000225.000 . 5.000 ...06/19/2013 ...|....04/01/2039 ...
89237M-AA-7 ..... TOYOTA AUTO LOAN EXTENDED NOTE SENIOR AB ..1,999,844 |...92.1540 |. . 1,843,087 |.. 2,000,000 |. 22,000,000 |-eveeeieeeeennnn0 feeeiiiiiiii 0 0 [0 000010070 1.346 ...03/01/2021 .. 02/27/2034
136055-AA-8 ..... CANADIAN IMPERIAL BANK OF COMM SECURED C ... . 835,426 |. 107.0700 |. .872,168 |.. ...814,581 |. 821,432 |0 [ (B73) [0 |0 [ 7.262 7.014 ...05/07/2002 .. 04/10/2032
N7334#-Ad-2 ..... WERELDHAVE NV SENIOR CORP_BND ........... ..9,424,436 |...96.5990 |. . 7,469,588 |.. 7,732,550 |. 7,782,550 |eeeeiiiiieenn0 o0 0 [l 261,800 |......3.060 |...... 3.060 ...07/23/2014 ...|....07/23/2026
X2145*-AA-4 ..... ELENIA FINANCE OYJ SECURED CORP_BND ... . B T 2,015,925 |...96.3430 |.... 1,596,378 |....oennnnnnns 1,656,975 [..oovvvnnnnnns 1,656,975 |0 o0 [0 ).l 56,100 f.LLL..3.601 ... 3.601 ...07/30/2014 ... |....07/30/2034

1049999999. Subtotal - Bonds - Industrial and Miscel
Loan-Backed and Structured Securities 35,612,146 | XXX 32,797,696 33,501,207 33,522,800 0 (8,351) 0 317,900 XXX XXX XXX 246,281 1,395,229 XXX
1109999999. Total - Industrial and Miscellaneous (Unaffiliated) Bonds 685,922,267 | XXX 588,209, 388 665,942,683 670,482,125 0 (997,523) 81,835 2,064,672 XXX XXX XXX 4,906,397 25,115,408 XXX
06055H-AB-9 ..... BANK OF AMERICA CORP CAPSEC CORP_BND .. ‘ ) FO 4,825,000 |...99.3750 |.... L4,794,844 ...l 4,825,000 |....ccvvnnnnns 4,825,000 |[..cccvvnennnnnnns 0 N .0 295,531 |....04/19/2022 ... |....
000000-00-0 ..... SUMMARY LINE ADJ . ...0]....0.0000 |. .. 0. ...0 ] .0 .. .0 | .0 |- . JRTTTTI .. ... (17)]....12/01/3120 ..
1219999999. Subtotal - Bonds - Hybrid Securities - Issuer Obligations 4,825,000 | XXX 4,794,844 4,825,000 4,825,000 0 0 0 [ XXX XXX XXX 52,530 205,514 XXX
1309999999. Total - Hybrid Securities 4,825,000 | XXX 4,794,844 4,825,000 4,825,000 0 0 0 XXX XXX XXX 52,530 295,514 XXX
1509999999. Total - Parent, Subsidiaries and Affiliates Bonds 0] XXX 0 0 0 0 0 0] XXX XXX XXX 0 0 XXX
1909999999. Subtotal - Bonds - Unaffiliated Bank Loans of XXX 0 0 0 0 0 o[ XXX XXX XXX 0 0 XXX
2419999999. Total - Issuer Obligations 693,445,943 [ XXX 621,391,682 703,825,394 706,145,135 0 1,377,451 0 1,746,772 XXX XXX XXX 5,368,599 24,375,352 XXX
2429999999. Total - Residential Mortgage-Backed Securities 69,036,246 [ XXX 63,490,016 75,209,230 67,0083, 174 0 (170,056) 81,835 0 XXX XXX XXX 316,865 1,643,134 XXX
2439999999. Total - Commercial Mortgage-Backed Securities 84,489,355 | XXX 71,288,139 80,627,372 82,646,873 0 (408,075) 0 0| XXX XXX XXX 246,022 2,928,744 XXX
2449999999. Total - Other Loan-Backed and Structured Securities 35,612,146 | XXX 32,797,696 33,501,207 33,522,800 0 (8,351) 0 317,900 | XXX XXX XXX 246,281 1,395,229 XXX
2459999999. Total - SVO Identified Funds 0| XXX 0 0 0 0 0 0 0 [ XXX XXX XXX 0 0 XXX
2469999999. Total - Affiliated Bank Loans o XXX 0 0 0 0 0 0 0| XXX XXX XXX 0 0 XXX
2479999999. Total - Unaffiliated Bank Loans 0] XXX 0 0 0 0 0 0 0 [ XXX XXX XXX 0 0 XXX
2489999999. Total - Unaffiliated Certificates of Deposit 0] XXX 0 0 0 0 0 0 0| XXX XXX XXX 0 0 XXX
2509999999 - Total Bonds 882,583,600 | XXX 788,967,533 893,163,203 889,317,982 0 790,969 81,835 2,064,672 XXX XXX XXX 6,177,767 30,342,459 XXX
1.
Line Book/Adjusted Carrying Value by NAIC Designation Category Footnote:
Number
1A 1ALLS. .236,772,540 1B ..$........... 34,672,994 1C..$ .. 12,462,904 1D ..$............ 36,560,632 1E..$.. 22,204,452 1F .S ... 86,610,012 1G.$........ 114,213,368
1B 2A..$. 83,049,606 2B ..$...........133,405,449 2C..$ .. 83,084,782
1C 3A..$. ....1,405,409 3B ..$ ... 5,770,972 3C..$.. ..26,654,675
1D 4A..S. 3,415,013 4B..$........... 4,795,058 4C..$.. ... 1,380,000
1E 5A..%. 0 5B.S 0 5C..$.. ...2,860,116
1F 6..... $.
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Schedule D - Part 2 - Section 1 - Preferred Stocks Owned

NONE

Schedule D - Part 2 - Section 2 - Common Stocks Owned

NONE

E11, E12
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE D - PART 3

Showing All Long-Term Bonds and Stocks ACQUIRED During Current Year
4

1 2 3 5 6 7 8 9
Paid for Accrued
CuUsIP Date Number of Shares Interest and
Identification Description Foreign Acquired Name of Vendor of Stock Actual Cost Par Value Dividends
3132E0-ER-9 ......... FEDERAL HOME LOAN MORTGAGE COR POOL# SD3 ....09/18/2023 ... | MORGAN STANLEY & CO. INC ... 12,657,825 |... .. 12,292,880
31400S-EH-0 ......... FEDERAL NATIONAL MORTGAGE ASSO POOL# CB6 L..08/31/2023 ... |BNP PARIBAS ... eeeieeeeeie e e e ettt e e e e e e e e e e e e e e e e e e ena e e e e e enna e e e e e e nnnaneeeeennneeeeennnanneeeeennnnn |oennnnneeeeennnnneeeennnnnnaeeeens |orrieeeeeeen e 9,722,988 |... ... 9,667,851
3140XK-TG-5 ......... FEDERAL NATIONAL MORTGAGE ASSO POOL# FS4 ....08/31/2023 ... |BARCLAYS CAPITAL ... 14,605,960 |... .. 14,490,488
64971X-D3-9 ......... NEW YORK CITY TRANSITIONAL FIN SUB MUNIT ...01/09/2023 ... [MERRILL LYNCH PIERCE FNNR & SM ... , ... 1,150,000
0909999999. Subtotal - Bonds - U.S. Special Revenues 37,983,628 37,601,219
92332Y-AC-5 ......... VENTURE GLOBAL LNG INC SECURED CORP_BND .... ....10/19/2023 ... ‘J.P. MORGAN SECURITIES INC
000000-00-0 ......... SUMMARY L INE ADJ ...12/31/2023 ... [ SUMMARY LINE ADJ
1109999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated)
2509999997. Total - Bonds - Part 3 38,033,591 37,651,219 65,228
2509999998. Total - Bonds - Part 5 16,196,712 15,990,957 77,313
2509999999. Total - Bonds 54,230,303 53,642,176 142,541
4509999997. Total - Preferred Stocks - Part 3 0 XXX 0
4509999998. Total - Preferred Stocks - Part 5 0 XXX 0
4509999999. Total - Preferred Stocks 0 XXX 0
5989999997. Total - Common Stocks - Part 3 0 XXX 0
5989999998. Total - Common Stocks - Part 5 0 XXX 0
5989999999. Total - Common Stocks 0 XXX 0
5999999999. Total - Preferred and Common Stocks 0 XXX 0

6009

54,230,303

142,541
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SCHEDULE D - PART 4

Showmg All Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

I4E

1 2 3 4 5 7 8 9 10 Change In Book/Adjusted Carrying Value 16 17 18 19 20 21
14 15
Total
Total Foreign Bond
Change in | Exchange Book/ Interest/
Prior Year Book/ Change in | Adjusted Foreign Stock Stated
Book/ Adjusted Book/ Carrying | Exchange Dividends Con-
CusIp Adjusted Carrying | Adjusted Value at Gain Realized | Total Gain | Received | tractual
Identi- For- | Disposal Name Con- Carrying Value Carrying Disposal (Loss) on |Gain (Loss)| (Loss)on During Maturity
fication Description eign| Date of Purchaser sideration Par Value | Actual Cost Value (11+12-13) | Value Date Disposal |on Disposal| Disposal Year Date
36202E-T3-3 .. | GOVERNMENT NATIONAL MORTGAGE A POOL# 004 ... ..12/01/2023 . [ PAYDOWN . L0 (364) ... ...0 ..06/20/2038 .
912810-QH-4 .. |UNITED STATES TREASURY SENIOR GOVT BND ...... ..12/04/2023 . [DEUTSCHE BANK AG . .. 14,450,000 15,324,193 |.. 0. ...(33,272) ... . 15,290,921 .0 ..05/15/2040 .
MORGAN STANLEY & CO.
912810-SC-3 .. |UNITED STATES TREASURY SENIOR GOVT BND ......[.......|.. 12/04/2023 .| INC . ...2,353,464 |........... 3,020,000 |......... 3,121,342 |......... 3,111,265 |.. .. 0. ....(2,272))... ..3,108,993 |.... . (755,529)]........ (755,529)|... .. 99,560 [..05/15/2048 .
0109999999. Subtotal - Bonds - U.S. Governments 16,522,679 17,499,722 18,823,072 18,465,544 0 (35,908) 18,429,636 (1,906,957) (1,906,957), XXX
31283H-20-7 ...| FEDERAL HOME LOAN MORTGAGE COR POOL# GO1 ... |....... .12/01/2023 . [PAYDOWN ... ....23,935 |... 0. . (19))... ...23,935 |.... ..12/01/2031 .
31283H-2R-5 ...| FEDERAL HOME LOAN MORTGAGE COR POOL# GOT1 .. ..12/01/2023 . [ PAYDOWN . . 10,483 L0 10,483 |. ..09/01/2032 .
312808-35-3 ...| FEDERAL HOME LOAN MORTGAGE COR POOL# 1G2 .. ..12/01/2023 . [ PAYDOWN . 2,646 L0 .2,646 |. ..02/01/2037 .
312808-40-6 ...| FEDERAL HOME LOAN MORTGAGE COR POOL# 162 .. ..12/01/2023 . [ PAYDOWN . L0 4,062 |. ..03/01/2037 .
31202H-4K-7 ...| FEDERAL HOME LOAN MORTGAGE COR POOL# CO1 ... [.......|.. 12/01/2023 . | PAYDOIN .... . 0. ... 79,833 |.... ..12/01/2033 .
3132DN-V9-1 ...| FEDERAL HOME LOAN MORTGAGE COR POOL# SD1 ....|....... ..12/01/2023 . | PAYDOWN .... 179,006 |.. 0. ..08/01/2062 .
3136B4-FT-0 .. | FANNIE MAE FNMA_19-14 SENIOR AGENCY_CMO .....{....... .12/04/2023 . [WELLS FARGO SECURITIES . 4,716,221 |.. L0 ..04/25/2049 .
31371L-CD-9 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 254 ....|....... ..12/01/2023 .| PAYDOIN ... 0 ..09/01/2033 .
31371M-CF-2 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 255 ....|....... ..12/01/2023 . [PAYDOWN ... 0. ..07/01/2035 .
31403C-WF-4 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 745 ... |....... ..12/01/2023 . 0. ..09/01/2035 .
3140XH-G4-3 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# FS2 ... |....... ..12/04/2023 . [WELLS FARGO SECURITIES |..........eeeeeees |- 3,868,296 |...........4,035,386 |......... 4,171,580 L0 ..03/01/2050 .
3140XH-G4-3 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# FS2 ... |....... .12/01/2023 . | PAYDOUN ... 0 ..03/01/2050 .
31411U-HN-4 ...| FEDERAL NATIONAL MORTGAGE ASSO POOL# 914 .. ..12/01/2023 . [ PAYDOWN . L0 ..04/01/2037 .
31414E-RC-0 .. | FEDERAL NATIONAL MORTGAGE ASSO POOL# 964 .. ..12/01/2023 . [ PAYDOWN ... L0 .0 . ..07/01/2038 .
626207-YS-7 .. |MUNICIPAL ELEC AUTH GA SENIOR MUNITAX BN .. ..04/01/2023 . | CALL 100.0000 ... ....3,366 0. (343)|.... (343)... ..04/01/2057 .
0909999999. Subtotal - Bonds - U.S. Special Revenues 8, 784 291 9,470,463 9,887,300 0 (1,023,513) (1,023,513) XXX
REDEMPT ION
00115*-AA-0 .. | AES ILUMINA LLC SECURED CORP_BND  6.00 ... ..12/29/2023 .100.0000 ... ...263,265 |... .... 263,265 L0 L0 .0 . ..03/26/2032 .
06036F-BB-6 .. | BNK_18-B15 LCF SENIOR_CMBS _18-BN15 4 .. ..10/01/2023 . [ PAYDOWN . L 21,757 ). L0 0 .0 ..11/15/2061 .
06540R-AD-6 .. | BANK BANK_17-BNK9 LCFCRUT SENIOR_CMBS _1 .. ..08/01/2023 . [ PAYDOWN . .. 27,008 |.. L0 0 .0 ..11/15/2054 .
07324F-AC-4 .. | BAYVIEW FINANCIAL ACQUISITION SENIOR ABS .. ..12/01/2023 . [ PAYDOWN . . 227,018 .. L0 0 .0 ..08/28/2047 .
12630B-BD-9 .. | COMM MORTGAGE TRUST COMM_13-CR SUB SUB_C .. ..12/01/2023 . [ PAYDOWN . 317,949 ). L0 0 .0 ..11/12/2046 .
12648E-AJ-1 .. | CREDIT SUISSE MORTGAGE CAPITAL SUPSEN WH ....|....... |.. 12/01/2023 . | PAYDOIN .... .. 162,700 0. L0 0. ..05/27/2036 .
REDEMPTION
126650-BP-4 .. | CVS PASSTHROUGH TRUST SECURED CORP_BND .......[|....... ..12/10/2023 .[100.0000 ......coevvveeeies oo e 29,800 [.ooeeeiiinnns 29,800 |evvveennnnn 20,481 [oniiiiiinnnn 29,696 [nnnveiiiiiiinnn O o108 [ O e 108 [ [V F 29,800 |oeeiiiiiiinnnns (VN (V1 PR | 1 R 983 |..12/10/2028 .
REDEMPT ION
126650-BV-1 .. | CVS HEALTH CORP SENIOR CORP_BND 144A .........|.......|.. 12/10/2023 .1100.0000 ....oennnnmnnnnnnn foniiis oo 276,616 |............. 276,616 |............ 276,616 |............ 276,608 [..evvvvvveeneennn O oot 9 e 0 e [ O (VN F 276,616 |................ (VN [V PR | MR 8,726 (..01/10/2033 .
REDEMPT ION
126746-AA-6 .. | CVS PASSTHROUGH TRUST SECURED CORP_BND .......[|....... ..12/10/2023 .[100.0000 ......coevvveeeies oo e 71,400 [.cooeeennnns 71,400 |.ceveveennnn 71,409 o 71,400 [ 0 e 0 i O e [V SO [V F 71,400 |l (VN [V PR | MR 1,563 |..08/10/2035 .
REDEMPT ION
165303-D#-2 .. | CHESAPEAKE UTILITIES CORPORATI SENIOR CO ....|....... |.. 10/31/2023 .1100.0000 ....oennnmmnnnnnns fon oo 2,000,000 2,000,000 |......... 2,000,000 |[......... 2,000,000 [.evvvvvmmmmmenenn O Jooeeiiiiiiiin O i 0 e [V SO 0....... 2,000,000 |.oeeeiiiirnenns (VN (010 PO | MR 88,950 |..10/31/2023 .
REDEMPT ION
165303-E*-5 .. | CHESAPEAKE UTILITIES CORPORATI SENIOR CO ....]....... ..06/30/2023 . | 100.0000 300,000 |... 300,000 |.....cceunn. 300,000 ...300,000 |.. 0. ..0......... 300,000 |[.... L0 ..06/30/2026 .
21017#-AB-9 .. | GCT USA LP SECURED CORP_BND ~ 4.930% 12 ....|....... ..08/30/2023 .| CALL 100.0000 .... ...3,000,000 |.......... 3,000,000 |......... 3,000,000 .0 ..0|........3,000,000 |[.... L0 .. 12/12/2025 .
23331A-BH-1 .. |D R HORTON INC SENIOR CORP_BND ~ 5.750% ....[....... ..07/06/2023 . | CALL 100.0000 .... ...1,000,000 |.......... 1,000,000 |......... 1,000,000 ..0|........ 1,000,000 |.... L0 ..08/15/2023 .
24422E-UU-1 ...| JOHN DEERE CAPITAL CORP SENIOR CORP_BND ..... |....... ..12/04/2023 .| LOOP CAPITAL MARKETS .. ...4,672,650 |.......... 5,000,000 |......... 4,984,500 20 f....... 4,991,101 L0 (318,541) ..03/07/2029 .
J.P. MORGAN SECURITIES
25470X-BE-4 .. |DISH DBS CORP SECURED CORP_BND 144A 5 ....[|....... ..06/09/2023 .| INC ..evvvviiiiiiniieiiinias foereniineeeciiis e 396,875 [c.vvvvnnnnns 500,000 |............ 499,875 [............ 499,900 |...oeeveeeeeeennn 0 e 10 | 0 e 10 | [N FSORR 499,911 [oiiiiiinnnnns [V A (103,036) ..12/01/2026 .
J.P. MORGAN SECURITIES
260543-CV-3 ...|DOW CHEMICAL COMPANY THE SENIOR CORP BN ....|....... .. 12/04/2023 .| INC .eevviiiiiiieieciiins foereeiieeeceii e 4,272,350 5,000,000 |......... 5,547,065 |.......... 5,514,599 |..ooovviiiiiinn O e (10,522) ] 0 e (10,522) [ 0l....... 5,504,077 [ovvvvunnnnnnne 0. (1,231,727) ..05/15/2049 .
RBC DOMINION SECURITIES
26078J-AF-7 .. | DUPONT DE NEMOURS INC SENIOR CORPBND ........|..eeo.. |o. 12/04/2023 .| INC. wevvvviiininniiiiinns foeveniineeeciiiins o 4,309,096 |........... 4,400,000 |......... 5,128,728 |......... 5,080,700 [....ccvvvnneeennn 0 Jvennnnns (13,859 i 0 e (13,859) [ 0l....... 5,066,841 |................ 0.t (757,745) ..11/15/2048 .
REDEMPT ION
29252B-AA-7 .. | ENBRIDGE PIPELINES SOUTHERN L SENIOR CO ....|....... ..12/30/2023 .1 100.0000 ...ceunnvvrrrnnnns foorernnnnnneriniiins Joneneens 495,330 |...coeeennnns 495,330 [............ 495,330 [............ 495,330 [ O e O [ 0 e U O [N R 495,330 |oeevvvrrinnnnnns (VN A (V1 PN | R 15,058 |..06/30/2040 .
MIZUHO INTERNAT |ONAL
20379V-BU-6 .. | ENTERPRISE PRODUCTS OPERATING SENIOR COR .. ..12/04/2023 . [PLC . 1,316,528 ..1,450,000 |.. . 1,628,104 |.. . 1,616,059 .. 1,612,857 |. (296,029)). . (296,029) ..02/01/2049 .
33616C-AC-4 .. |FIRST REPUBLIC BANK SUB CORP BND  4.62 ... ..03/28/2023 . | VARIOUS . ..2,282,500 |.......... 4,000,000 |......... 4,136,000 4,126,067 |.. .. 4,125,356 ..o 0 [ (1,842,856)|...... (1,842,856))... ..02/13/2047 .
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SCHEDULE D - PART 4

Showmg All Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year
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1 2 3 4 5 7 8 9 10 Change In Book/Adjusted Carrying Value 16 17 18 19 20 21
11 12 13 14 15
Total
Current Total Foreign Bond
Year's Change in | Exchange Book/ Interest/
Prior Year Current Other- Book/ Change in | Adjusted Foreign Stock Stated
Book/ Unrealized Year's Than- Adjusted Book/ Carrying | Exchange Dividends Con-
CusIp Number of Adjusted Valuation (Amor- | Temporary | Carrying | Adjusted Value at Gain Realized | Total Gain [ Received | tractual
Identi- For-| Disposal Name Shares of Con- Carrying Increase/ | tization)/ |Impairment Value Carrying Disposal | (Loss)on |Gain (Loss)| (Loss)on During Maturity
fication Description eign| Date of Purchaser Stock sideration | ParValue | Actual Cost Value (Decrease) | Accretion |Recognized| (11+12-13) [ Value Date Disposal |on Disposal| Disposal Year Date
REDEMPT ION
33072P-AA-7 .. |FLNG LIQUEFACTION 2 LLC SECURED CORP_BND ....{[....... ..09/30/2023 .| 100.0000 ... .. 159,200 .. 159,200 L0 ... ...4,958 [..03/31/2038 .
362256-AC-3 ...| GSAA HOME EQUITY TRUST GSAA_06 SENIOR IH .. ..12/26/2023 . [ PAYDOWN . L0 ..10/25/2036 .
36242D-PL-1 ...| GSR MORTGAGE LOAN TRUST GSR_04 SENIOR WH ... ..12/01/2023 . [PAYDOWN ... 0. .. 12/25/2034 .
REDEMPT ION
50152#-AC-1 .. |KNIK TRIP INC SECURED CORP_BND ~ 3.580% ....|....... ..11/24/2023 .100.0000 ... L0 ..05/24/2035 .
52518R-CC-8 ...|LEHMAN STRUCTURED SECURITIES C SUPSEN WH .... ..12/25/2023 . [PAYDOWN . L0 ..09/26/2045 .
52524P-AA-0 ...| LEHMAN XS TRUST LXS_07-6 SUPSEN ABS_ABS ... ..11/01/2023 . [ PAYDOWN ... L0 . ..05/25/2037 .
571748-BJ-0 .. |MARSH & MCLENNAN COMPANIES INC SENIOR CO ....[....... ..12/04/2023 . [ AVHERST PIERPONT SECUI 0. ..3,914,131 ..03/15/2049 .
REDEMPT ION
57686G-C*-4 .. |MATSON INC SENIOR CORP_BND ~ 3.370% 12/ ....{....... ..12/21/2023 .[100.0000 .......coeeeriiiis e e 261,538 [..ovvvnnnnns 261,538 |............ 261,538 [...ovvennee 261,538 |......ceeeen (V) [V [V FO U O [N FRRR 261,538 [..ovvvnnnnnnnns s ..12/21/2027 .
REDEMPT ION
60040#-AA-0 .. |MILLENNIUM PIPELINE COMPANY LL SECURED C ....|....... ..12/30/2023 .[100.0000 .......ceeveiiiiis e | 654,768 [............ 654,768 |............ 654,768 |............ 654,768 [....vvvvvnnnnnnns (V) [V [V FO U O 0. 654,768 |................ ) ..06/30/2027 .
61751J-AK-7 .. | MORGAN STANLEY MORTGAGE LOAN T SENIOR WH ... |....... ..12/01/2023 . [ PAYDOWN .. 142,567 0. L0 ..02/25/2047 .
629377-CC-4 ...|NRG ENERGY INC SENIOR CORP_BND ~ 6.625% ....|....... ..10/19/2023 . | GOLDMAN SACHS & CO. ... L0 L0 ..01/15/2027 .
643529-AB-6 .. |NEW CENTURY ALTERNATIVE MORTGA SENIOR WH ... |....... ..12/01/2023 . L0 L0 ..10/25/2036 .
701094-AP-9 .. | PARKER HANNIFIN CORPORATION SENIOR CORP_ ....|[....... ..12/04/2023 . [US BANCORP ... .... 3,000,000 L0 L0 (493,728) ..06/14/2049 .
74251V-AR-3 .. | PRINCIPAL FINANCIAL GROUP INC SENIOR COR ....|[....... ..12/04/2023 . [ AMHERST PIERPONT SECUI .... 4,000,000 0. L0 (336,325) ..05/15/2029 .
742738-AB-9 .. |PRIT CORE REALTY HOLDINGS LLC CORP_BND ...... [....... ..02/14/2023 . [MATURITY ...oovvnnnnnnnnnne e | 2,587,500 [, 2,587,500 0. L0 ..02/14/2023 .
MORGAN STANLEY & CO.
T47262-AZ-6 .. |QVC INC SECURED CORP_BND  4.375% 09/01 .. ..12/06/2023 . [ INC . .900,000 |.. .900,000 . 900,000 |. ..09/01/2028 .
74958E-AS-5 .. |RESIDENTIAL ASSET SECURITIES C SUPSEN WH ... ..12/01/2023 . [ PAYDOWN . .. 53,565 |.. ...46,473 |.... .. 12/25/2036 .
REDEMPT ION
76169#-AH-6 .. |REYES HOLDINGS LLC SECURED CORPBND 4 ....|....... ..02/04/2023 .[100.0000 ... ... 666,667 ...666,667 .666,667 |.. L0 .. 666,667 |.... ..02/04/2025 .
REDEMPT ION
795758-AK-3 .. | SALTCHUK RESOURCES INC SECURED CORP_BND ..... |....... ..12/25/2023 . 100.0000 ......coeveiiiiins e | 116,667 |............. 116,667 |............ 116,667 |............ 116,667 |.............l (VN (V8 P [V F [V SO (VN F 116,667 |.......evveeeeee (VN (1 O [V O 3,736 |..06/25/2028 .
REDEMPT ION
795758-AL-1 .. | SALTCHUK RESOURCES INC SECURED CORP_BND ..... |....... ..09/02/2023 . [100.0000 ......coeverreiins e e 125,000 [.oooeennnnns 125,000 |-eovvveenns 125,000 ..09/02/2029 .
CITIGROUP GLOBAL MKT
832696-AT-5 .. | J M SMUCKER CO SENIOR CORP_BND ~ 3.550% ....[....... ..12/04/2023 . [ INC ...2,052,900 |.......... 3,000,000 |......... 2,518,710 ..03/15/2050 .
84611#-AE-1 .. |LIFE STORAGE INC SENIOR CORP_BND  4.53 ....|....... ..07/20/2023 . | CALL 100.0000 .... ..1,000,000 |.......... 1,000,000 |......... 1,000,000 ..04/08/2024 .
REDEMPT ION
84860*-AB-9 .. | SPIRITS OF ST LOUIS BASKETBALL SECURED C ....|....... ..12/31/2023 .[100.0000 ......ccoeereeiiis e e 58,248 [...vvvvvninnnns 58,248 |............. 58,248 |.......eeeee 58,248 |..ovvviiiiiinnns (V) [V [V FO U O [V FRTRR 58,248 |........oeen (VN [V [V O 1,530 |..03/31/2033 .
REDEMPT ION
85234#-AB-1 .. | STADIUM FUNDING TRUST SECURED CORP_BND ...... |....... ..04/01/2023 .[100.0000 ......cceveeeeeiis e e 34,466 ..04/01/2039 .
88947E-AN-0 .. | TOLL BROTHERS FINANCE CORP SENIOR CORP B ....[....... ..04/15/2023 . [MATURITY ..oovnnnin oo oo, 1,000,000 ..04/15/2023 .
REDEMPT ION
90345K-AA-8 .. |US AIRNAYS INC SECURED CORP BND  6.250 ....[....... ..04/22/2023 . [100.0000 ......coeveeieiins e | 128,784 ..10/22/2024 .
91913Y-AT-7 .. | VALERO ENERGY CORPORATION SENIOR CORP BN ....[....... ..12/04/2023 . [LOOP CAPITAL MARKETS .. ...4,126,990 |... ..03/15/2045 .
962210-AJ-2 ...|WIF-RBS COMMERCIAL MORTGAGE TRU SUB SUBBC ... |....... ..12/01/2023 . [ PAYDOWN e |oeeeenn 1,673,065 |... ..12/15/2046 .
000000-00-0 .. | SUMMARY LINE ADJUSTMENT ..........ccevvvveeeennns [eeeens .. 12/01/3120 . [VARIOUS ...ovvvvviiiiiiiiiisoeeeeeeeeeeeeeeeeeees | 1,898 |oevveeevciviinnn O [0 0 e 0 e 0 [ O L O e 0 [ 1,898 1,900 [ 0 e 1,900 [0 [ ]
REDEMPT ION
136055-AA-8 .. | CANADIAN IMPERIAL BANK OF COMM SECURED C ....|A...... ..10/10/2023 . [100.0000 ......ccevereeeees e e 95,833 [cvvvvvrnininnns 95,833 ...t 98,285 [....uvvnnnnen 96,718 [.vvnnniinnnnnns [V FORR (885)]..ceeeeeeens (U O (885) [vvvvvvvrnnnnnns [V FRTRR 95,833 [ouviiiiininnnns (VN [V [V O 3,480 ..04/10/2032 .
REDEMPT ION
C1465*-AK-9 .. | CGI INC SENIOR CORP_BND ~ 3.740% 09/12/ ....[A...... ..09/12/2023 . 100.0000 ......ccevveeeeiis e | 142,857 | 142,857 |evvveenns 142,857 [..ovvnnnnnn 142,857 |oveveviiiinnnnns (V) [V [V FO U O [N FSORR 142,857 ..09/12/2024 .
REDEMPT ION
G0566*-AC-3 .. | ARQIVA PP FINANCING PLC SECURED CORP_BND ....|B......|..12/29/2023 .| 100.0000 ... ) 107,541 ...80,771 ..06/29/2029 .
M2512%-AC-7 .. | COCA-COLA ICECEK AS SENIOR CORPBND 4 ....|D......|..05/30/2023 . |MATURITY ... .. 1,000,000 |......... 1,000,000 ..1,000,000 ..05/30/2023 .
REDEMPT ION
P7077@-AH-7 .. |NASSAU AIRPORT DEVELOPMENT CO SENIOR COR .... [D...... ..12/30/2023 . 100.0000 ......coeverreiiis oo e 373,750 [evvvvnnnnnes 373,750 |..oeeennnns 373,750 [ovvvveennnn 873,750 [euveeviviiininnnn 0 et 0 [ O e 0 0 e 373,750 [oveeniinnnnnnne (VN (1 [V O 12,440 |..03/31/2035 .
REDEMPT ION
P7077@-AK-0 .. | NASSAU AIRPORT DEVELOPMENT CO SENIOR COR ... [D...... ..12/30/2023 .1100.0000 ....oooeeieeiiiins oo | 506,250 |............. 506,250 |............ 506,250 |............ 506,250 |.....ooeeennnns [ [ PP [V [ [ 506,250 |[................ [\ P [ PP [V 13,970 |..06/30/2035 .
1109999999. Subtotal - Bonds - Industrial and Miscellaneous (Unaffiliated) 53,019,802 59,165,792 60,701,723 60,520,849 0 227,229 1,757 225,472 31,325 60,752,775 (24,870) (7,732,973) (7,757,843), 2,534,387 XXX
2509999997. Total - Bonds - Part 4 78,326,772 86,135,977 89,412,095 88,824,513 0 161,005 1,757 159,248 31,325 88,990,215 (24,870) (10,663,443) (10,688,313) 3,692,432 XXX
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Showmg All Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year
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fication Description eign| Date of Purchaser Stock sideration | ParValue | Actual Cost Value (Decrease) | Accretion |Recognized| (11+12-13) [ Value Date Disposal _|on Disposal| Disposal Year Date
2509999998. Total - Bonds - Part 5 16,103,428 15,990,957 16,196,712 0 0 (24,458) 0 (24,458) 0 16,172,254 0 (68,826) (68,826) 389,276 XXX
2509999999. Total - Bonds 94,430,200 102, 126,934 105,608,807 88,824,513 0 136,547 1,757 134,790 31,325 105, 162, 469 (24,870) (10,732,269) (10,757, 139) 4,081,708 XXX
4509999997. Total - Preferred Stocks - Part 4 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
4509999998. Total - Preferred Stocks - Part 5 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
4509999999. Total - Preferred Stocks 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
5989999997. Total - Common Stocks - Part 4 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
5989999998. Total - Common Stocks - Part 5 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
5989999999. Total - Common Stocks 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
5999999999. Total - Preferred and Common Stocks 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX
6009999999 - Totals 94,430,200 XXX 105,608,807 88,824,513 0 136,547 1,757 134,790 31,325 105, 162, 469 (24,870) (10,732,269) (10,757, 139) 4,081,708 XXX
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SCHEDULE D - PART 5

Showing All Long-Term Bonds and Stocks ACQUIRED During Year and Fully DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 11 Change in Book/Adjusted Carrying Value 17 18 19 20 21
12 13 14 15 16
Total
Current Total Foreign
Par Value Year's Change in | Exchange Interest
(Bonds) Book/ Current Other- Book/ Change in | Foreign and Paid for
or Adjusted Unrealized Year's Than- Adjusted Book/ Exchange | Realized Dividends | Accrued
CUSIP Number of Carrying Valuation (Amort- | Temporary | Carrying | Adjusted Gain Gain Total Gain | Received Interest
Identi- For- Date Disposal Name of Shares Consid- Value at Increase/ ization)/ [ Impairment | Valu (12 + | Carrying | (Loss)on | (Loss)on | (Loss)on During and
fication Description eign | Acquired Name of Vendor Date Purchaser (Stock) Actual Cost| eration Disposal | (Decrease) | Accretion |Recognized| 13- 14) Value Disposal Disposal Disposal Year Dividends
FEDERAL HOME LOAN MORTGAGE COR POOL# SD3
B1B2E0-ER-9 .. [ .eeeveriiiiiiiie i [ ..09/18/2023 .| MORGAN STANLEY & CO. INC ....... .. 12/01/2023 . |PAYDOUN ..oeeeieeeiiieees Joeeeneieees 335,908 |.......... 345,875 |.......... 335,903 [.......cc... 335,903 |..cevvnnienns [V PO [CIRT73)] T [V PO (9,972)ceveveens [V PO [ [ PO [N FUPP 2,379 [ 1,152
CITIGROUP GLOBAL MKT INC
KR e A U (PPN ..07/27/2023 .| BARCLAYS CAPITAL ....oevvevennnnnn L 12/04/2023 | e e 14,324,768 |...... 14,506,065 |...... 14,437,239 |........ 14,506,065 |.....ccevvvunnnns (U PO [V PP [ PO [V O [V PO (V1 (68,826)[.......... (68,826).......... 370,056 |.....nnn... 71,624
B1B3KR-TA-6 .. [.eeevvreniiiiiiiiieecii e [ ..07/27/2023 .| BARCLAYS CAPITAL ....oevvevennnnnn .. 12/01/2023 .| PAYDOUN ..oeeeieeeiiiieeee Joeeeneieees 842,232 |.......... 852,892 |.......... 842,232 |............ 842,232 |.ooeiiiis (U PR (10,660)|.....ccevvuennnns (U P (10,660)|.....ccvvvennnns [V PO [ [ PO [V FOU 12,518 |oeeeeees 4,211
31400S-EH-0 .. [.oevvvreiiiiiiiiiiiiiiii e [ ..08/31/2023 .|BNP PARIBAS ...oeveeeeeiieeeees ..12/01/2023 .| PAYDOUN ..ovveeeeeiiiiiees Joeeeenieees 21,773 |eveenns 27,931 [ 21,773 |veeenes IOV KT [V PO [REEE)) PO [V PO [REL)] PO [V PO [ [ PO (VN P 275 |eeeeeeeee 19
B140XK-TG-5 .. [oeeevmnniiiiiiiiniiniiiiiineneiiiiinnneecenen [ erennns ..08/31/2023 .| BARCLAYS CAPITAL .... . |--12/01/2023 .| PAYDOIN 460,281 |.......... 463,949 |.......... 460,281 |... 460,281 ...(3,668)]... (3,668)].... .0 ... L0 | e 0 s 0]....
0909999999. Subtotal - Bonds - U.S. Special Revenues 15,990,957 16,196,712 16,103,428 16,172,254 0 (24,458) 0 (24,458) 0 0 (68,826) (68,826), 389,276 77,313
2509999998. Total - Bonds 15,990,957 16,196,712 16,103,428 16,172,254 0 (24,458) 0 (24,458) 0 0 (68,826), (68,826), 389,276 77,313
4509999998. Total - Preferred Stocks 0 0 0 0 0 0 0 0 0 0 0 0 0
5989999998. Total - Common Stocks 0 0 0 0 0 0 0 0 0 0 0 0 0
5999999999. Total - Preferred and Common Stocks 0 0 0 0 0 0 0 0 0 0 0 0 0

6009999999 - Totals

16,196,712

16,103,428

16,172,254

(24,458)

(24,458)

(68,826)

(68,826)

389,276
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Schedule D-Part 6-Section 1-Valuation of Shares of Subsidiary, Controlled or Affiliated Companies

NONE

Schedule D - Part 6 - Section 2

NONE

Schedule DA - Part 1 - Short-Term Investments Owned

NONE

E16, E17
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SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of December 31 of Current Year

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior
Description Year(s) Current

of Item(s) Strike Initial Cost | Year Initial Credit Hedge

Hedged, Price, of Un- Cost of Un- Total Current [ Adjustment Quality |Effectiveness|

Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception

Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at

Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) [ (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence Year-end
Description or Replicated Identifier (a) or Central Clearinghouse Date |Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion Iltem Exposure | Entity (b)

0079999999. Subtotal - Purchased Options - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0149999999. Subtotal - Purchased Options - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0219999999. Subtotal - Purchased Options - Hedging Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0289999999. Subtotal - Purchased Options - Replications 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0359999999. Subtotal - Purchased Options - Income Generation 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0429999999. Subtotal - Purchased Options - Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0439999999. Total Purchased Options - Call Options and Warrants 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0449999999. Total Purchased Options - Put Options 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0459999999. Total Purchased Options - Caps 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0469999999. Total Purchased Options - Floors 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0479999999. Total Purchased Options - Collars 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0489999999. Total Purchased Options - Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0499999999. Total Purchased Options 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0569999999. Subtotal - Written Options - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0639999999. Subtotal - Written Options - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0709999999. Subtotal - Written Options - Hedging Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0779999999. Subtotal - Written Options - Replications 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0849999999. Subtotal - Written Options - Income Generation 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0919999999. Subtotal - Written Options - Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0929999999. Total Written Options - Call Options and Warrants 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0939999999. Total Written Options - Put Options 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0949999999. Total Written Options - Caps 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0959999999. Total Written Options - Floors 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0969999999. Total Written Options - Collars 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0979999999. Total Written Options - Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0989999999. Total Written Options 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
Currency Swap With
DEUTSCHE BANK AG RCV
4.35 PAY 4.13 BRSJU9NIE8 PORTMAN
09/05/2027 BHF2CN3U9 | ESTATE FUND 22 ........ D1t Currency..... DEUTSCHE BANK AG .. 7LTWFZYICNSX8D621K86 |. 11/20/2020 [. 09/05/2027 |............... [V 1,408,680 |. 4.3475%[4.13%] |......... 247,642 |.ouveiieiinnn [V . 14,673 |......... 296,152 | oeeveninnn [ 263,962 |..uuuniiiinnnnn [V . [(ZIATL)) R [V PR Oferenens 13,516 | ........ 100/94 .........
Currency Swap With
DEUTSCHE BANK AG RCV
4.35 PAY 4.13 BRSJU9N27 PORTMAN
09/05/2027 BHF2CN3Y1 | ESTATE FUND 26 ........ D1t Currency..... DEUTSCHE BANK AG .. 7LTWFZYICNSX8D621K86 |. 11/20/2020 [. 09/05/2027 |............... [V - 1,095,640 [. 4.3475%[4.13%] |......... 192,610 |.ocvvveennnnns [V . 11,332 |......... 230,340 | .ooeeniennn [ 205,304 |oeueneieiinnnn 0fernns (50,330)f.0veeevinnnnns [V PR Oferenens 10,512 ...eeeet 100/94 .........
Currency Swap With
DEUTSCHE BANK AG RCV
4.35 PAY 4.13 BRSJU9N27 PORTMAN
09/05/2027 BHF2CN446 | ESTATE FUND 26 ........ D1t Currency..... DEUTSCHE BANK AG .. 7LTWFZYICNSX8D621K86 |. 11/20/2020 [. 09/05/2027 |............... [V 1,408,680 |. 4.3475%[4.13%] |......... 248,118 [ [V . 14,570 |......... A7 R 263,963 |..uuvniiiiinnnn [V . [(ZIATL)) R [V PR Oferenens 13,516 | ........ 100/94 .........
Currency Swap With BNP
PARIBAS SA RCV 4.74 | BMEONMKX8 SHURGARD
PAY 3.26 07/24/2026 | LUXEMBOURG SARL CB
BMEOMAMGS .............. 3.26% i D1t Currency..... BNP PARIBAS ........ ROMUWSFPUBMPROBKSP83  |. 06/25/2014 . 07/24/2026 |............... [V . 8,302,497 |....4.745[3.26%] |...evvvrrrnnnnns [ R [V . 175,211 ...... 1,675,484 [ ..o [ 1,576,802 |..ccvvvennnnnnns [V I (227,766)......ccvvnnnnns [V PR Oferenens 66,477 [ .......... 1007100 ........
Currency Swap With BNP
PARIBAS SA RCV 5.08
PAY BLB6 06/29/2029  |BMEONMK42 ARQIVAPP | (| L e 5.076% /
BMEOMBGFS .............. FINANCING PLC ......... D1t Currency..... BNP PARIBAS ........ ROMUWSFPUBMPROBKSP83  |. 06/27/2014 |. 06/29/2029 |............... [V - 2,838,585 |(SONIA+237.7BP) [...ccvvvvnnnnnns [ R [V . 15,700 |...... 1,460,195 [ ..eeeeeenns | 678,930 |....... (802,082)f....... (167,599))...uveeeennnn [V PR Oferenens 33,281 ..oeeen 1007100 ........
Currency Swap With BNP
PARIBAS SA RCV 4.53
PAY 3.06 07/23/2026 | BMEOMJE96 WERELDHAVE
BMEOMFJMO Currency..... BNP PARIBAS ........ ROMUWSFPUBMPROBKSP83 |. 07/01/2014 |. 07/23/2026 |...............0 [....... 9,578,100 .. 4.527%[3.06%] |....ceveeeeeeea Ofeeiiiiiiinnnnn 0 195,054 |...... 1,845,549 | ..o [t 1,836,912 .. .. (261,800))..... .[100/100 ........
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SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of December 31 of Current Year

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior
Description Year(s) Current
of Item(s) Strike Initial Cost | Year Initial Credit Hedge
Hedged, Price, of Un- Cost of Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) [ (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence Year-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
Currency Swap With
CITIBANK NA RCV 5.10
PAY 3.60 07/30/2034 | BMEOPPGA4 ELENIA
BMEOPLVO9 .............. FINANCE OYJ ............ D1t Currency..... CITIBANK NA ........ ES70DZWZ7FF32TWEFA76 | 07/25/2014 |.07/30/2034 |............... [V 2,016,150 ... 5.1%[3.601%] [.....ovvvvnnnnns [ R [V . 42,848 |......... 359,175 | eevveei [ 404,393 |...oovvnnnnnnns [V . (56,100)]...cevvnnnnnns [V PR Oferenens 32,79 e 1007100 ........
Currency Swap With
BARCLAYS BANK PLC RCV
6.30 PAY BLB6 BRSK7zxA3 AP~} (e 6.301% /
04/25/2033 BRSKOUBR3 | ACQUISITIONS UK LTD . |D 1 ........... Currency..... BARCLAYS BANK PLC  GSGSEF7VJP5170UK5573  |. 03/16/2012 |. 04/25/2033 |............... 0f..... 10,302,500 [(SONIA+355.8BP) |...cvvuurnnne [ R [V . (28,780)|...... 2,016,300 [..eeueenns fonnnns 1,824,975 [...coeevnnnnnnns [V IO (467,350))..0uneeeennnnn [V O (U R 157,289 [ ...oeeeees 1007100 ........
Currency Swap With
CITIBANK NA RCV 5.48
PAY 5.03 12/05/2031 BRSLK2WP7 FORTH PORTS
BRSL8D130 .............. LTD tovvvvvvniinieeeenes DT s Currency..... CITIBANK NA ........ E570DZWZ7FF32TWEFA76 ). 11/13/2013 |. 12/05/2031 |.... NV P 8,152,350 |....5.48%[5.03%] |.... LO0f 124,498 |...... 1,650,870 | ...cevunnns o 1,801,400 |.. PPV OO (366,690).... PV 114,817 ] .......... 100/102 ........
1019999999. Subtotal - Swaps - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 - Foreign Exchange 688,370 0 565,106 9,730,694 | XXX 8,856,641 (802,082)  (1,727,055) 0 0 518,856 | XXX XXX
1049999999. Subtotal - Swaps - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 688,370 0 565,106 9,730,694 | XXX 8,856,641 (802,082)  (1,727,055) 0 0 518,856 | XXX XXX
1109999999. Subtotal - Swaps - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
Currency Swap With BNP
PARIBAS SA RCV 4.04
PAY 4.07 10/22/2026 | BMEOUCH57 MULLEN GROUP
BMEOPELZS .............. {10 N D1t Currency..... BNP PARIBAS ........ ROMUWSFPUBMPROBKSP83  |. 07/22/2014 |. 10/22/2026 |............... [V - 7,448,790 |. 4.0425%[4.07%] [....ovvvnnnnnnnn [ R [V . 60,705 |...... 1,311,226 | ..eeeeeens e 1,311,226 |....... (147 ,612)[.eneeiiiennnns [ R [V PR Oferenens 62,443 | .......... 0009 ...ovvnnnnne
Currency Swap With
CITIGROUP INC - LT GTD
ROV 3.03 PAY 2.31 BME1XLLDO BRITVIC PLC
02/20/2025 BMEWZBAT | ..eeeeeiiineeeieiiiinnens D1t Currency..... CITIBANK NA ........ ES70DZWZ7FF32TWEFA76 | 11/01/2016 |. 02/20/2025 |............... [V . 1,958,560 [....3.03%[2.31%] |...........t [ R [V . 12,420 |......... (66,129) .evvneeens oo (66, 129)f....... (122,620)[....cevveeennn [ R [V O Oferenens 10,467 | .......... 0009 ...cvvnnnnne
Currency Swap With
BARCLAYS BANK PLC RCV
5.58 PAY BLB6 BRSkgo2L9 A (| 5.581% /
12/26/2033 BRSKOUMB2  [ACQUISITIONS UK LTD . |D 1 ........... Currency..... BARCLAYS BANK PLC ~ GSGSEF7VJP5170UK5573  |. 06/03/2013 |. 12/26/2033 |............... [V - 1,534,500 [(SONIA+247.7BP) [....cevvvnnnnnns [ R [V . (4,776)......... 236,733 | .oeeeninnnn [ 236,733 |..ouennn. (VEIIE)) . [ R [V PR Oferenens 24,256 | ..ooeenn 0009 ...ovvnnnnne
Currency Swap With
CITIBANK NA RCV 5.32
PAY 4.05 04/02/2024 | BRSMV8P60 FRITZ
BRSMDBS37 .............. DRAXLMAIER GMBH & CO |D 1 ........... Currency..... CITIBANK NA ........ ES70DZWZ7FF32TWEFA76 ). 02/21/2014 |. 04/02/2024 |............... [ 411,600 .. 5.316%[4.05%] |.....evvvreee.s [ [ 8,722 ... 79,944 | oo | 79,94 1.......... (9,380))...uuiiiinnnnnn [ [ Ofiiiinnnns 1,089 .ooeennnns 0009 ...eevnnnnns
1139999999. Subtotal - Swaps - Hedging Other - Foreign Exchange 0 0 77,071 1,561,774 | XXX 1,561,774 (352,887) 0 0 0 98,205 XXX XXX
1169999999. Subtotal - Swaps - Hedging Other 0 0 77,071 1,561,774 | XXX 1,561,774 (352,887) 0 0 0 98,205 | XXX XXX
1229999999. Subtotal - Swaps - Replication 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1289999999. Subtotal - Swaps - Income Generation 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1349999999. Subtotal - Swaps - Other 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
1359999999. Total Swaps - Interest Rate 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1369999999. Total Swaps - Credit Default 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
1379999999. Total Swaps - Foreign Exchange 688,370 0 642,177 11,292,468 [ XXX 10,418,415 (1,154,969) (1,727,055) 0 0 617,061 | XXX XXX
1389999999. Total Swaps - Total Return 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1399999999. Total Swaps - Other 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
1409999999. Total Swaps 688,370 0 642,177 11,292,468 [ XXX 10,418,415 (1,154,969) (1,727,055) 0 0 617,061 | XXX XXX
1479999999. Subtotal - Forwards 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
1509999999. Subtotal - SSAP No. 108 Adjustments 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
1689999999. Subtotal - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 688,370 0 565,106 9,730,694 | XXX 8,856,641 (802,082)  (1,727,055) 0 0 518,856 | XXX XXX
1699999999. Subtotal - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1709999999. Subtotal - Hedging Other 0 0 77,071 1,561,774 | XXX 1,561,774 (352,887) 0 0 0 98,205 | XXX XXX
1719999999. Subtotal - Replication 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
1729999999. Subtotal - Income Generation 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
1739999999. Subtotal - Other 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
1749999999. Subtotal - Adjustments for SSAP No. 108 Derivatives 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1759999999 - Totals 688,370 0 642,177 11,292,468 | XXX 10,418,415 (1,154,969) (1,727,055) 0 0 617,061 | XXX XXX
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Description of Hedged Risk(s)
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Code

Financial or Economic Impact of the Hedge at the End of the Reporting Period
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE DB - PART A - SECTION 2

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Terminated During Current Year
8 9

1 2 3 4 5 6 7 10 1 12 13 14 15 16 17 18 19 20 21 22 23 24 25
Cumulative
Description Prior Year(s) | Current Year
of ltem(s) Strike Initial Cost | Initial Cost Hedge
Hedged, Date of Indicate Price, of Un- of Un- Considera- Current Gain Adjustment Gain Effectiveness
Used for Schedule| Type(s) Maturity Exercise, Rate or discounted | discounted tion Book/ Unrealized [Total Foreign Year's (Loss) to Carrying (Loss) at Inception
Income ! of or Termina-| Expiration, Number Index Premium Premium Received Current Adjusted Valuation Exchange (Amortiza- on Value of on and at
Generation Exhibit | Risk(s) Exchange, Counterparty Trade | Expira- tion Maturity or of Notional Received (Received) | (Received) (Paid) on Year Carrying Increase/ Change in tion)/ Termination Hedged Termination | Termination
Description or Replicated Identifier (a) or Central Clearinghouse Date tion Date Sale Contracts Amount (Paid) Paid Paid Termination Income Value Code | (Decrease) B./A.C.V. Accretion | Recognized Item Deferred (b)
0079999999. Subtotal - Purchased Options - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0149999999. Subtotal - Purchased Options - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0219999999. Subtotal - Purchased Options - Hedging Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0289999999. Subtotal - Purchased Options - Replications 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0359999999. Subtotal - Purchased Options - Income Generation 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0429999999. Subtotal - Purchased Options - Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0439999999. Total Purchased Options - Call Options and Warrants 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0449999999. Total Purchased Options - Put Options 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0459999999. Total Purchased Options - Caps 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0469999999. Total Purchased Options - Floors 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0479999999. Total Purchased Options - Collars 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0489999999. Total Purchased Options - Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0499999999. Total Purchased Options 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0569999999. Subtotal - Written Options - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0639999999. Subtotal - Written Options - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0709999999. Subtotal - Written Options - Hedging Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0779999999. Subtotal - Written Options - Replications 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0849999999. Subtotal - Written Options - Income Generation 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0919999999. Subtotal - Written Options - Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0929999999. Total Written Options - Call Options and Warrants 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0939999999. Total Written Options - Put Options 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0949999999. Total Written Options - Caps 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0959999999. Total Written Options - Floors 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0969999999. Total Written Options - Collars 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0979999999. Total Written Options - Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
0989999999. Total Written Options 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
Summafy_Lme Adjustment - | » | | | | | | |
Amortizing Trades .....oeee | eveeeevereceirnrnernrninnnenen | cevieinin | ciiiiiiinns Amortizing Trades . weeeeeeserencacannns Joennns woeenfonnae senae foreee enne | enmeeserenennes foiiiieiiiiiaens [V [0 N PP PPN [0 TN [U] T [PZR:7:) Ofeeieininenn.d [V T AT [0 [0 [ T TT7,253 | eeeiannnnnnnns [ [ T
1019999999. Subtotal - Swaps - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 - Foreign Exchange 0 0 (24,829 0 0] XXX 0 0 0 777,253 0 0 XXX
1049999999. Subtotal - Swaps - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 (24,829 0 0] XXX 0 0 0 777,253 0 0 XXX
1109999999. Subtotal - Swaps - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1169999999. Subtotal - Swaps - Hedging Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1229999999. Subtotal - Swaps - Replication 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1289999999. Subtotal - Swaps - Income Generation 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1349999999. Subtotal - Swaps - Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1359999999. Total Swaps - Interest Rate 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1369999999. Total Swaps - Credit Default 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1379999999. Total Swaps - Foreign Exchange 0 0 (24,829 0 0] XXX 0 0 0 777,253 0 0 XXX
1389999999. Total Swaps - Total Return 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1399999999. Total Swaps - Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1409999999. Total Swaps 0 0 (24,829 0 0] XXX 0 0 0 777,253 0 0 XXX
1479999999. Subtotal - Forwards 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1509999999. Subtotal - SSAP No. 108 Adjustments 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1689999999. Subtotal - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 (24,829 0 0] XXX 0 0 0 777,253 0 0 XXX
1699999999. Subtotal - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1709999999. Subtotal - Hedging Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1719999999. Subtotal - Replication 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1729999999. Subtotal - Income Generation 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1739999999. Subtotal - Other 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1749999999. Subtotal - Adjustments for SSAP No. 108 Derivatives 0 0 0 0 0] XXX 0 0 0 0 0 0 XXX
1759999999 - Totals 0 0 (24,829 0 0] XXX 0 0 0 777,253 0 0 XXX
Description of Hedged Risk(s) |

(a)l Code I
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Financial or Economic Impact of the Hedge at the End of the Reporting Period
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Schedule DB - Part B - Section 1 - Futures Contracts Open

NONE

Schedule DB - Part B - Section 1B - Brokers with whom cash deposits have been made

NONE

Schedule DB - Part B - Section 2 - Futures Contracts Terminated

NONE

E20, E21
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SCHEDULE DB - PART D - SECTION 1

Counterparty Exposure for Derivative Instruments Open December 31 of Current Year

1 2 3 Counterparty Offset Book/Adjusted Carrying Value Fair Value 12 13
Credit 4 5 6 7 8 9 10 11
Master Support Fair Value of Present Value Contracts With Contracts With
Description of Exchange, Agreement Annex Acceptable of Financing Book/Adjusted Book/Adjusted Exposure Net of Contracts With Contracts With Exposure Potential Off-Balance
Counterparty or Central Clearinghouse (Y orN) (Y orN) Collateral Premium Carrying Value >0 | Carrying Value <0 Collateral Fair Value >0 Fair Value <0 Net of Collateral Exposure Sheet Exposure
0199999999 - Aggregate Sum of Exchange Traded Derivatives XXX 0 0 0 0 0 0 0 0 0
BARCLAYS BANK PLC GSGSEF7VJP5170UK5573 . |... 21,865,000 [ovveeeiiiiiininiiiiiennn 0 i 2,253,033 |... 388,033 |...

........ 2,061,708

196,708 |...

BNP PARIBAS .... ... ROMUNSFPUBNPROBKSPS3 . . 5,560,000 6,192,454 . 632,454 |... 0.
CITIBANK NA ... . ESTODZNZTFF32THEFATE . 2,239,327 ,089,989 0 0
DEUTSCHE BANK AG ... 7LTIFZY ICNSX8D621K86 . |... .... 906,000 [.... 823,121 |... .0 .0
0299999999. Total NAIC 1 Designation 10,570,327 0 11,358,597 1,020,487 196,708
0899999999. Aggregate Sum of Central Clearinghouses (Excludin 0 0 0 0 0 0

0999999999 - Gross Totals

10,570,327

0 11,368,597

(66,129)

1,020,487

(66, 129)

196,708

10,484,544 617,061 430,179
1. Offset per SSAP No. 64 0 0
2. Net after right of offset per SSAP No. 64 11,358,597 (66,129)
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SCHEDULE DB - PART D - SECTION 2

Collateral for Derivative Instruments Open December 31 of Current Year
Collateral Pledged by Reporting Entity

1 2 4 5 6 7 8 9
Book/Adjusted Type of
Exchange, Counterparty Carrying Maturity Margin
or Central Clearinghouse Type of Asset Pled

Fair Value Par Value Value

(I, Vor IV)

0199999999 - Total

XXX XXX
Collateral Pledged to Reporting Entity
1 2 3 4 5 6 7 8 9
Book/Adjusted Type of

Exchange, Counterparty CUSIP Carrying Maturity Margin

or Central Clearinghouse Type of Asset Pledged Identification Description Fair Value Par Value Value Date (1, V or IV)
CITIBANK NA E570DZWZ7FF32TWEFATE . ....2,239,327 19,9, G I IV.......
BARCLAYS BANK PLC G5GSEF7VJP5170UK5573 .. 21,865,000 |oeevenneeeec e KXX e i e IV.......
BNP PARIBAS . ROMUWSFPUBMPROSKSP83 ..

DEUTSCHE BANK AG .

TLTHFZY1CNSX8D621K86 .

0299999999 - Total

10,570,327 10,570,327




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

Schedule DB - Part E - Derivatives Hedging Variable Annuity Guarantees as of December 31 of
Current Year

NONE

Schedule DL - Part 1 - Reinvested Collateral Assets Owned

NONE

Schedule DL - Part 2 - Reinvested Collateral Assets Owned

NONE

E24, E25, E26



ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE E - PART 1 - CASH

1 5 6 7
Amount of Interest Amount of Interest
Rate of Received During  |Accrued December 31
Depository Code Interest Year of Current Year Balance *

Bank of America, NA .....

. Charlotte, NC .o (2,459,245)|.. XXX.
Bank of America, NA ..... Hartford, CT .. ... (4,480,173) .. XXX.
JPMorgan Chase Bank, NA . New York, NY .. ... 52,602,788 |..XXX.
US Bank .......ccoee.... . Minneapolis, MN . 4,038,901 |..XXX.
Wells Fargo Bank .. Raleigh, NC 480,573 |.. XXX.
0199998 Deposits in ... 1 depositories which do not exceed the
allowable limit in any one depository (See instructions) - open
depositories XXX XXX 0 0 57,268 | XXX
0199999. Totals - Open Depositories XXX XXX 0 0 50,240,102 | XXX
0299998 Deposits in ... 0 depositories which do not exceed the
allowable limit in any one depository (See instructions) - suspended
depositories XXX XXX 0 0 0| XXX
0299999. Totals - Suspended Depositories XXX XXX 0 0 0| XXX
0399999. Total Cash on Deposit XXX XXX 0 0 50,240,102 | XXX
0499999. Cash in Company's Office XXX XXX XXX XXX 0| XXX

0599999 Total - Cash

50,240,102

XXX
TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR
1. January....o... 34,070,712 4, i 79,479,430 7. 75,300,069 10. October. ....64,411,528
2. February...|.ccooonnenns 46,151,386 5. 83,398,432 8. 87,811,140 11.  November... ....53,152,973
3. March 48,960,231 6. 57,006, 191 9. September 62, 166,861 12.  December 50,240,102

E27
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ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned December 31 of Current Year

2

Description

3 4 5 6

Date Acquired Rate of Interest Maturity Date

7
Book/Adjusted
Carrying Value

8
Amount of Interest
Due and Accrued

9
Amount Received
During Year

UNITED STATES TREASURY TBILL CASH ... .niseeeee ettt oottt e oottt e et ettt e e e e ettt e e e eeette e e e e e ettt eeeeeeaneeeees

...................... 12/20/2028 oo | .5.280 L.l 01/16/2024

........................ 2,304,059

3,682

0019999999. Subtotal - Bonds - U.S. Governments - Issuer Obligations

2,304,059

3,682

0109999999. Total - U.S. Government Bonds

2,304,059

3,682

0309999999. Total - All Other Government Bonds

0509999999. Total - U.S. States, Territories and Po

ions Bonds

0709999999. Total - U.S. Political Subdivisions Bonds

0909999999. Total - U.S. Special Revenues Bonds

1109999999. Total - Industrial and Miscellaneous (Unaffiliated) Bonds

1309999999. Total - Hybrid Securities

1509999999. Total - Parent, Subsidiaries and Affiliates Bonds

1909999999. Subtotal - Unaffiliated Bank Loans

olo|lo|lo|o|o|o|e

2419999999. Total - Issuer Obligations

2,304,059

2429999999. Total - Residential Mortgage-Backed Securities

2439999999. Total - Commercial Mortgage-Backed Securities

2449999999. Total - Other Loan-Backed and Structured Securities

2459999999. Total - SVO Identified Funds

2469999999. Total - Affiliated Bank Loans

2479999999. Total - Unaffiliated Bank Loans

olo|lo|o|o|o

2509999999. Total Bonds

2,304,059

2,304,059

' Line

Book/Adjusted Carrying Value by NAIC Designation Category Footnote:

1AL 2,304,069 1B ..
2A 8 0 2B..
BA LS e 3B..

4B ..

cooo




ANNUAL STATEMENT FOR THE YEAR 2023 OF THE New England Life Insurance Company

DEPOSITS

SCHEDULE E - PART 3 - SPECIAL
1 2

Deposits For the
Benefit of All Policyholders

All Other Special Deposits

3 4 5 6
Type of Book/Adjusted Book/Adjusted
States, Etc. Deposit Purpose of Deposit Carrying Value Fair Value Carrying Value Fair Value

Alabama
Alaska
Arizona

Arkansas

California

Colorado

Connecticut
Delaware

© ©® NGO RN

District of Columbia
Florida

-
-

Georgia

Hawaii

Kansas ...
Kentucky
Louisiana
Maryland
Massachusetts

Michigan ........ccccocoveivniniicieeniens
Minnesota
Mississippi
Missouri
Montana
Nebraska
Nevada ......ccccooveiiiiiiiieieees
New Hampshire
New Jersey .......cccceveeveeienieeneenns

New Mexico
New York

Oklahoma ...
Oregon .....coviviiiiiiinieneseseeiene
Pennsylvania
Rhode Island
South Carolina
South Dakota

Tennessee

Vermont ..
Virginia

Washington .........cccocevienienens
West Virginia
Wisconsin

Wyoming

American Samoa
Puerto Rico
U.S. Virgin Islands
Northern Mariana Islands
Canada
Aggregate Alien and Other

STATUTORY DEPOSIT ...

......................... (U O |
......................... (U R |
......................... (U O |
............ 1,719,259 |............1,602,539
......................... (U O |
......................... (U R |
......................... (U O |

......................... (U O |
......................... (U R |
............... 237,185 |...............245,022
......................... (U R |

Subtotal

............................................................................................................... 0 [ 0 i 0 e 0
............................................................................................................... 0 [ 0 i 0 el 0
............................................................................................................... 0 [ 0 i 0 e 0
............................................................................................................... 0 [ 0 i 0 el 0
............................................................................................................... 0 [ 0 i 0 e 0

XXX XXX 0 0 0

XXX XXX 0 3,066,006 3,063,508

DETAILS OF WRITE-INS

5898. Summary of remaining write-ins for
Line 58 from overflow page

5899. Totals (Lines 5801 thru 5803 plus

5898)(Line 58 above)
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