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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

ASSETS

Current Statement Date

4

1 2 3 December 31
Net Admitted Assets Prior Year Net
Assets Nonadmitted Assets (Cols. 1-2) Admitted Assets
1o BONAS ettt [reneneenna 1,632,826,753 |..covriiicieiirrccicinne [V 1,632,826,753 |............ 1,527,435,885
2. Stocks:
2.1 Preferred STOCKS .......coovvieicicecececeeeeeecie ettt [eeeres s 1,406,429 | [V O, 1,406,429 |....cccvoveeene 1,406,429
2.2 COMMON SLOCKS ...ttt ettt stsseenens [oessssssssessessssssseneneennas [V RN [V RN [V RN 0
3. Mortgage loans on real estate:
B FIISEHENS .ottt e 157,916,065 |..oooviveiieeirrciceene [V 157,916,065 |............... 161,071,010
3.2 Other than firSt IENS...........covveveieecececc ettt [feeeees e (O T (O T [0 0
4. Real estate:
4.1 Properties occupied by the company (Iess $  ..ccooeivciinninicenns 0
ENCUMDIANCES) ...ttt sesens [eeeeeetnenese bbbt neee [V N [V N (1 T 0
4.2 Properties held for the production of income (less
e 0 eNCUMDIANCES) ....cocveimiiiicicieiceieieies oo 0 [ 0 [ [V RN 0
4.3 Properties held for sale (less $ oo 0
ENCUMDIANCES) ......eeeeveieievetceeeee ettt tetesee s s et e st seses s ssesesesesesessanans [oeseteseneneneseseseseeneeeneneas (O O (O O [V 0
5. Cash ($
($ o
investments ($ oo 0 ) s o 239,032,184 239,032,184 |...ccvvennne 223,588,264
6. Contract loans (including $  «evevevrererverieieieeecene 0 premium notes) ...... [ooeeerrncienennns 177,539 |l 0 e 177,539 | 138,284
7. Derivatives ............... ..410,922,388 |.. ..410,922,388 |.. . 282,256,841
8. Other iNVESLEA @SSELS ....c.oviurureeeeieiiciceeieiei et snsenees [eosesssisecaenns 25,576,753 |oecveereeeecerneneeeeen 0 [ 25,576,753 |.eceereenne 26,298,006
9. ReCeivables fOr SECUMLIES ..........ceiiiiiuiuiiriiii et [eoseissneennas 15,114,218 [ [V 15,114,218 |..cocvevee 14,590,432
10. Securities lending reinvested collateral assets .
11.  Aggregate write-ins for invested assets ...
12. Subtotals, cash and invested assets (LINES 110 11) ...c.ceveveeeveveieieicrerereees |reveeeeeeens 2,382,973, 171 | (O] 2,382,973,171 |........... 2,236,791,747
13. Titleplantsless § ..o, 0 charged off (for Title insurers
[oT 2117 OO U O UUUUURTN STTR RSO (O T (O T [0 0
14.  Investment income due and @CCTUET ............ccueuruiimiueieininiiecieieieeeeeeeeeeeens [ 13,430,806 |....oceeeererirccicicrines [V 13,430,806 |......ccceevnne 12,494,454
15.  Premiums and considerations:
15.1 Uncollected premiums and agents' balances in the course of collection |............ccccccc.... 373,205 |eveeriiriccieinne 98,217 v 274,988 |...coovvvrvernne 251,572
15.2 Deferred premiums, agents' balances and installments booked but
deferred and not yet due (including $ ..........ccooveiiiiinne. 0
earned but unbilled PremiumS) ..........cccoveveveiiieiereeieiiee s [oeeeeeeenenenees 1,207,588 |...cooovoeeeeeeeeeeeeeee (01 PO 1,207,588 |..cocveenn 1,378,920
15.3 Accrued retrospective premiums ($ ..o 0 )and
contracts subject to redetermination ($ ..........cccoeeevienirrennnn (O Y T (O T [0 [V 0
16. Reinsurance:
16.1 Amounts recoverable from reinSurers ................ccccccociiiiiiicicicices
16.2 Funds held by or deposited with reinsured companies ..............c.c.c.c.....
16.3 Other amounts receivable under reinsurance contracts ..
17.  Amounts receivable relating to uninsured plans ............cccccoeeiiiiiniienicnnens
18.1 Current federal and foreign income tax recoverable and interest thereon ... |....ccccocoeovnnrnieeennns (O T (O T [V 0
18.2 Net deferred tax asset ..
19.  Guaranty funds receivable or 0N dePOSIt ...........cccccveveievevereieececeieieeieeeees Joerererieieieeeneens 300,329 oo [V 300,329 | 300,333
20. Electronic data processing equipment and SOfWArE ...........cccvovevereeerererenis foevereiiininniseeccie (1 T (1 T [0 OO 0
21. Furniture and equipment, including health care delivery assets
(B e 0 ) et et [V RN [V RN [V RN 0
22. Net adjustment in assets and liabilities due to foreign exchange rates ......... [ocoeovorrriiccciiiencns (O T (O T [V 0
23. Receivables from parent, subsidiaries and affiliates ................cccccoeevieveieeins foeverieniinniens 3,248,649 |...cooooie (V1 3,248,649 |...ccccvevrnne 3,250,654
24. Health care ($ ..ccccocvrvevcciciririiecnae 0 ) and other amounts receivable ... |o...ccccuenirnieininniens (U (U (O T 0
25. Aggregate write-ins for other than invested assets ...........ccccccevevivireieieeeees foeveeeinnen 42,259,427 |eoviiin. 446,120 |....ccccvveneee 41,813,307 |.cceeiinnne 41,745,105
26. Total assets excluding Separate Accounts, Segregated Accounts and
Protected Cell Accounts (LINES 120 25) ........ceuviieeiuereriiiicieieieiseesesesess foeeeesenes 2,764,848,753 |.............. 158,198,454 |............ 2,606,650,299 |............ 2,807,904,761
27. From Separate Accounts, Segregated Accounts and Protected Cell
AACCOUNLS ...ttt see e eeseseseseseesnseaeseses s nsssesesesassnsesesesesasnsnsnsesanns [eoneesinas 11,000,895,628 |......c.ocoevriveiriieiriicinens [V 11,000,895,628 |.......... 11,050,326,573
28. Total (Lines 26 and 27) 13,765,744,381 158,198,454 13,607,545,927 13,858,231,334
DETAILS OF WRITE-INS
1101. Deposits in connection with investments ..o e 842 i, (01 O 842 | 6,596
1102.
1103.
1198. Summary of remaining write-ins for Line 11 from overflow page .............c.cc.. |reeeeeennnnnneeenns (O T (O T [V 0
1199. Totals (Lines 1101 through 1103 plus 1198)(Line 11 above) 842 0 842 6,59
2501. Admitted Negative IMR ..o [ 34,815,924 | [V 34,815,924 | 35,257,168
2502.  MISCEITANEOUS  ...eieeiieiececece et | 2,560,947 | 30,800 |eoeeeireinnee 2,530,147 oo 1,488,857
2503. Advance ceded PremiUms .....ccocooriiiiieieieieieieeee et [oererenee e eeeeaes 1,596,992 |...oovieereiicciein (V1 1,596,992 |...ccvevveee 1,457,119
2598. Summary of remaining write-ins for Line 25 from overflow page ..3,285,564 |... . 415,320 |... ..2,870,244 |... .. 3,541,961
2599. Totals (Lines 2501 through 2503 plus 2598)(Line 25 above) 42,259,427 446,120 41,813,307 41,745,105




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

LIABILITIES, SURPLUS AND OTHER FUNDS

2

Current December 31
Statement Date Prior Year
1. Aggregate reserve for life contracts $ ........ccc.... 839,282,770 1€SS$ wevveveeeeeeeeeeeeeenne 0 included in Line 6.3
(INCUdINg $ v 0 MOUCO RESEIVE) ...ttt es e ss s e 839,282,770
2. Aggregate reserve for accident and health contracts (including $ 0 Modco Reserve) ...741,235 |.
3. Liability for deposit-type contracts (including $ ceverereen 0 MOACO RESEIVE)......ovoveee e .. 14,649,956 |..
4. Contract claims:
A1 LB 1ottt R RS Rh SRR E £ £ AR AR R R h bbbttt 542,386
4.2 ACCIAENT NG NEAIN ...ttt b bbbt b ettt b ettt et bttt [oreesnisi st 0
5. Policyholders’ dividends/refunds to members $ .0 and coupons $
BN UNPAIA ....ocoevieeiceeceeee ettt et ettt et eae et eae et ese et et e s e s e s et ese st esessese st eseesebe s et eas et ens et essetesseseseeseb e s ebe s ebenseaensesesseseseeseseeseteaseteanaas [rereesenenten et ettt 0 freeeeeeeeeeee 0
6. Provision for policyholders’ dividends, refunds to members and coupons payable in following calendar year - estimated
amounts:
6.1 Policyholders’ dividends and refunds to members apportioned for payment (including $ ........ccccooeiiiiiiins 0
Modco)
6.2 Policyholders’ dividends and refunds to members not yet apportioned (including $
6.3 Coupons and similar benefits (including $  ..ooeoveeiecicce 0 MOACO) .ot
7. Amount provisionally held for deferred dividend policies not included in LiNe 6 ..........cccooouiiiiiiiiiiiieneecee e
8. Premiums and annuity considerations for life and accident and health contracts received in advance less
B e 0 discount; including $  eeevoeeeeeeeereereeeeene 0 accident and health premiums .............cococeeuens forrorccni 97,516 | 132,036
9. Contract liabilities not included elsewhere:
9.1 Surrender values 0N CanCElEAd CONMTACES ..........oouiiiuiiiiiieei ettt e e e e e e b e e e e e b e e s e eneeeneeeneeeneenneeaes
9.2 Provision for experience rating refunds, including the liability of $
experience rating refunds of which $ ...
Service Act
9.3 Other amounts payable on reinsurance, including $ .......ccccoeveeeeneennee.
ceded
9.4 Interest Maintenance Reserve
10. Commissions to agents due or accrued-life and annuity contracts $
$ 0 and deposit-type contract funds $  .........
11.  Commissions and expense allowances payable on reinSurance assUMEd .........ccoouiiiiieeiieiie et e sreeneeens
12, General EXPENSES AUE OF ACCIUBT .........cuiiuiiitiiitieiteeitteiteeteetteattesteesteesseesbeeabeesbeasseassesseesaeesbeesbeesbeenbeenbeanseensesssesseesbeesbeessaenseans
13. Transfers to Separate Accounts due or accrued (net) (including $
allowances recognized in reserves, net of reinsured alloOWaNCES) .........ccuciviiiiiiiiiieeee e
14. Taxes, licenses and fees due or accrued, excluding federal INCOME taXES ..........cc.ciiiiiiiiiiiiiiiiie e
15.1 Current federal and foreign income taxes, including $ .......cccocvvveveunee 86,779 on realized capital gains (losses) .
15.2 Net deferred tax ability ..ot
16. Unearned investment income
17.  Amounts withheld or retained by reporting entity as agent or trustee
18.  Amounts held for agents' account, including $ .0 agents' credit balances
19. Remittances and items not allocated
20. Net adjustment in assets and liabilities due to foreign eXChange rates ...
21. Liability for benefits for employees and agents if not included @bOVe ...
22. Borrowed money $ .......cccoiiiiiiiiniinns 0 and interest thereon $
23. Dividends to stockholders declared and UNPAIA ...........cc.oouiiiiiiiiieiieee et sttt ettt et eseesaeesbeesbeesbeenreens
24. Miscellaneous liabilities:
24.01 ASSEE VAIUGLION FESEIVE ...ttt ettt et e et e e et e et e e e e et e a s e ea e e em e e ea e e es e e ee e e s e enseenseenseenseanseeneeenseeneenseannen
24.02 Reinsurance in unauthorized and certified ($ 0 ) companies
24.03 Funds held under reinsurance treaties with unauthorized and certified ($ ........cccccooeviviiiccns
24.04 Payable to parent, subsidiaries and affiliates ................cccceieieieiiiiiccieiieeee e ..31,225,745 |.. . 26,243,921
24.05 Drafts outstanding 0 e 0
24.06 Liability for amounts held under uninsured plans .. e e 0
24.07 FUNAS held UNAET COINSUTANGE ..........cucvveeeeeceeteteseeeesceetetesesesssseaetesesessssssesesesessssssesesesensssesesssasensssnsesasssenssassesesasenssensesa .369,498,236 |..
24,08 DEIVALVES .........eoveeececeeeeeeieeceeeeeeeeeeeeseaeeete s s s asssaeseses ez ssssseseses ez ssssseses s s snanseses s s asansesas s s ansesesas s s ansnsesesasssasaneesasnsnaneeen 223,518,922 |.. . 12,671,955
24.09 Payable for securities ..... ..89,974,328 |. . 93,749,009
24.10 Payable for securities lending
24.11 Capital NoteS $ ...vevvveverrieirciecs
25. Aggregate write-ins for liabilities 50,735,577 65,711,971
26. Total liabilities excluding Separate Accounts buSINESS (LINES 110 25) .........cvcveueueuieiiieieicieieteeeeeeee et 2,090,043,258 2,022,972 ,864
27.  From Separate ACCOUNES SAEMENT .........c.ccuiuiiieiiiiiietetctieeeee ettt et et s ettt s e e s s s et e sebesesess s es st asesesesesssssssssssesesessssansana oeseseanas 10,735,759,120 |.......... 11,050,293, 317
28.  Total iabilities (LINES 26 ANA 27) .....c.vveeeeeeeeeeeeeeeeeeeeee e eeeeaeee et s s saeeeseses s e sesesesesesssassesesas s ssssssssssssssssssesansssnsssssssannsnanensnas] 12,825,802,378 13,073,266, 181
29. Common capital stock
30. Preferred capital stock
31. Aggregate write-ins for other than SPecial SUMPIUS FUNGS ...........c.ccovurueueieeieececeete e eeeeecte et ee ettt esess et esessssaetesesennssaeaesasas [eesesesesasnaas 439,856,456
32, SUIPIUS NOES .....cueieeeiiietctceceee ettt ettt et ettt s et s e e s e s e s et et e b et e se st s es e s et ebes et e sess s es et et e s et esesess s ssesesesesesesnss s ssasesesesesesnanasssasasas [eoesenenesneaneeeeeeeneneneanaes 0
33.  Gross paid in and contributed surplus .670,327,949 |..
34. Aggregate write-ins for SPECial SUMPIUS FUNDS ...........ccueueiececeeeeee et ee s eaeee et ee e eese s s s saeaesesesessasaesesesenssssassesasannanas [eesssssssssesanns 34,815,924
35.  UNASSIGNEd fUNAS (SUIPIUS) .......ovvveeeiiieieciieieteteeeae ettt eae st et eses e s s s s st s et et essaes s s s sesesesessssssasasssesesesesssnassssssesesans [eeeseneeenes (365,256,780 ......cccenvn. (374,131,992)
36. Less treasury stock, at cost:
36.1 0 shares common (value included iNLINe 29 $  ...ooooovvcrvnncininenencd0 ) o oo 0
36.2 0 shares preferred (value included in Lin@ 30 $  <vovovvevveecennncnceeeeenn 00 ) e oo ...0
37.  Surplus (Total Lines 31+32+33+34+35-36) (including $ ................ 265,136,508 in Separate Accounts Statement) .............. 779,743,549 782,965,153
38, Totals Of LINES 29, 30 NG 37 ....oiuiiuiiieiieieieis ettt s bbbttt 781,743,549 784,965,153
39. Totals of Lines 28 and 38 (Page 2, Line 28, Col. 3) 13,607,545,927 13,858,231,334
DETAILS OF WRITE-INS
2501. Cash collateral received On deriVatiVeS ...ttt [oeeseiebenennas 41,549,000 |..ooovvvinnne 54,829,000
2502, MISCEITANEOUS ....vuvieieieietiiiesc ettt b bbbttt bbbt 10,699,427
2503. Derivative instruments eXpense Payable ...t [eenerennennnnnnnnees 211,889 [ 183,544
2598. Summary of remaining write-ins for Line 25 from overflow Page ............coiiiiiiiiiiiiiiiisesesesesese s [ 0 [ 0
2599. Totals (Lines 2501 through 2503 plus 2598)(Line 25 above) 50,735,577 65,711,971
3101, ReinSUraNCe AEFErTEA JAIN ...ooiiiiiiieie ettt ettt e bbb s st ee s s s bbb e se e e sssnesesetenenennnns [oeneseseseaeaens 439,856,456 |............... 451,512,028
G 107 P RO PR RPN
3103. .. .
3198. Summary of remaining write-ins for Line 31 from oVerflowW PAge ..........cccuiiiiiiiiiiiii e oo 0
3199. Totals (Lines 3101 through 3103 plus 3198)(Line 31 above) 439,856,456 451,512,028
3401. Interest maintenance reserve reclassification from unassigned funds .........cccooioiiiiieiiiiiin e [ 34,815,924 |................ 35,257,168
3402.
3403.
3498. Summary of remaining write-ins for Line 34 from OVErflOW PAGE .........ciiiiiiiiiiieiiee ettt [ [0 0
3499. Totals (Lines 3401 through 3403 plus 3498)(Line 34 above) 34,815,924 35,257,168




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SUMMARY OF OPERATIONS

2 3
Current Year Prior Year Prior Year Ended
To Date To Date December 31
1. Premiums and annuity considerations for life and accident and health contracts ..............c.ccococeeeven|oveveveverenennns 35,790,785 |..coveeee. 35,091,582 |.cocoveee. 143,617,440
2. Considerations for supplementary contracts with life contingencies...............cccoeveveveveveveeeceeeeeeeee e 1,868, 111 | 2,419,546 |..coooeene 14,085,074
3. Netinvestment INCOME .......coovoriiiiiiicieieiirrr e 19,499,275 |.. 17,134,020 |.. ... 14,825,978
4. Amortization of Interest Maintenance RESEIVE (IMR) ..........cccccoiiieveueueeeeeeeeeiieieteteieesseee et oo eeeeeeeeeeenens (415,265) ] ceceeeeecnee (258,526) ... (1,411,899)
5. Separate Accounts net gain from operations excluding unrealized gains or I0SSES ................ccevevevisfrrencnnns 265,474,101 [ 247,807,409 |.............. (574,672,322)
6. Commissions and expense allowances on reiNSUrance CeAEd ............oovovrvevrieveuerereeeeeeeeieeseseseesns oo 37,936,161 |...cooeneee 24,521,038 |................ 213,921,188
7. Reserve adjustments on reiNSUrance CEAEA .............cocooveviviveveuiriieieeeieieeieseseees e sesesss s s e (338,513,010)f....cocvnnve (258,606,234)|................ 287,641,688
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract
guarantees from SeParate ACCOUNES..........c.c.cviviueueueueiieseseeeseiesie et se s ses s st sss s sesens [ereesnscacaeees 25,717,284 | 26,063,113 |...ooevee. 106,263,367
8.2 Charges and fees for depoSit-type CONMTACES ...........c.ceuiriiieieieieecececec et [ee et eeaes [0 [0 0
8.3 Aggregate write-ins for miscellaneous income .. 5,593,176 5,735,277 23,314,436
9. Totals (Lines 110 8.3) ...ourueueereecieeeereeeeeeiseeenenens 52,950,618 99,907,225 287,584,950
10, DEAIN DENEFIS -....euiureceeeiicicece ettt a et s s e e e e s e s es e s s e seseseses s e sesesesesnsnsesesesesnfonseeesesansnanseeneanas 12,520 [ 2,329,270 |.ooee 3,568,964
11.  Matured endowments (excluding guaranteed annual pure endowments) .
12, ANNUILY DENEFIES ...t b ettt et ab e ae e he e b e nbe b ens
13. Disability benefits and benefits under accident and health contracts ............cccccoveiiiiiiiiiiicine,
14. Coupons, guaranteed annual pure endowments and similar benefits
15.  Surrender benefits and withdrawals for life contracts ...........c.c....... ..213,172,436
16.  GrOUDP CONVEISIONS .....ueiuiiiiieeieieaieauteasteaueesseesaeesseesseeseeseenseeneesneesseesseesseesseesesnseansesnsesseesneesseennesssennafessnssessessnsssnssnessnessns 0 foeenseniesiesiesnesieenns 0 i 0
17. Interest and adjustments on contract or deposit-type contract funds ...............ccccceeevevereverirerereeeenanae (82,660)....c.cvcveeeeeennes 335,739
18. Payments on supplementary contracts with life CONtINGENCIES ...........c.ceueurieiiereeeieececceeeee et 2,319,182 | 1,986,309 |..ccoovveenene 8,799,961
19. Increase in aggregate reserves for life and accident and health contracts (6,931,893) (46,970,341) (117,205,709)
20.  TOtalS (LINES 10 10 1) .uuiueiiiueieeeeeieieseieeeeeee e esesseee e e e sseseaesees s e seseseseseensesesesessssansesesesesnsssssesesessas fensessnnnansneen 62,790,967 |.coeveeeeenne 27,187,352 |..cooenee 164,531,541
21. Commissions on premiums, annuity considerations, and deposit-type contract funds (direct
DUSINESS ONIY) ...ttt bbbt bbbt bbb bbbt bbbt nb b nrenre e
22. Commissions and expense allowances on reinsurance assumed .
23. General insurance expenses and fraternal expenses .................
24. Insurance taxes, licenses and fees, excluding federal iNCOMe taxes ............ccccoeveveeeeeeveveverereeeeeene oo (347,725) | (909,839) | (5,225,472)
25. Increase in loading on deferred and uncollected premiums ............ccccoveveveueeeceneeieieneeereeeeeeseseseeenes foreseeeeeeeenenennes (22, T1) e (20,218) | 30,077
26. Net transfers to or (from) Separate Accounts net of reinsurance ,383, ,426, (187,038,800)
27. Aggregate write-ins for deductions .... 4,187,731 4,732,113 19,386,917
28, TOtAlS (LINES 20 10 27) wuuueeiueueureeeeeseeaeseeeeseseeseseseseesssssssesesesesssssssesesesssssssssesesassassesesessssssnsesasanns 16,178,342 45,181,322 150,839, 193
29. Net gain from operations before dividends to policyholders and federal income taxes (Line 9 minus
LIINE 28) .ttt bbbttt 36,772,276 |......cocecc. 54,725,908 |..covornenne 136,745,757
30. Dividends to policyholders and refunds to members 0 0 0
31. Net gain from operations after dividends to policyholders, refunds to members and before federal
income taxes (Line 29 MiINUS LiNE 30) .........ccceiueiiiriueriiiiiieeeieieieeseesese et sssse bbb sssnssse s [eessscsceeesnenas 36,772,276 |......o......... 54,725,908 |....cocnv...... 136,745,757
32. Federal and foreign income taxes incurred (excluding tax on capital gains) ...........cccccoeveveuevevevenennne. 7,562,882 6,464,418 32,658,207
33. Net gain from operations after dividends to policyholders, refunds to members and federal income
taxes and before realized capital gains or (losses) (Line 31 MiNUS LiNe 32) ......c.coveveueuerevriieeaeaens foreeeeecceeenes 29,209,394 |.....ocoeueene 48,261,485 |............... 104,087,550
34. Net realized capital gains (losses) (excluding gains (losses) transferred to the IMR) less capital
gainstaxof § ..o 79,873 (excluding taxes of $  ..c.cooevvrueuvicirienne 6,906
tranSTErred 10 the IMR) ..........oviecueieieeeeeeceete e ee ettt es ettt ee et t e es e sss et st enensssetesesesensssesesesannanen 10,268,586 1,256,727 5,873,474
35.  Netincome (LiNe 33 PIUS LINE 34) .....c.cucuiuiiiiieiieieteeeeee ettt 39,477,980 49 518,212 109,961,024
CAPITAL AND SURPLUS ACCOUNT
36. Capital and surplus, DeCember 31, PriOT YT ...........c.cocueueueeeeeeceeeeeeeeeeeeeeeeeseseeesesaeseeesesessaesesesenenans 784,965,153 699,080,327 699,080,327
37, NEINCOME (LINE 35) -..cuuuieiiicicieeeeeie i eieteeee s e eseseeeeee e eseeeseses e sesesesesesesesesesasassaesesesesesssesesesesessfonsesannansneen 39,477,980 |.....covnveee. 49,518,212 |..ccooeeee 109,961,024
38. Change in net unrealized capital gains (losses) less capital gains tax of $ (7,963,672) ..(29,613,610)|.. ..(29,984,371)|.. ... 38,163,903
39. Change in net unrealized foreign exchange capital gain (I0SS) ..........cccceeeeveveverevereeeeeeee e e c(344,963) .o 579,337 | 1,425,925
40. Change in net deferred iNCOME TAX .........c.cveveveuiuiiiiieietee ettt n s eeaes 484,395 ... (2,108,521)|.. ...21,905,437
41.  Change in nonadmitted @SSEtS ...........cceeriririrereeeeeeeee e 583,032 ..(20,833,473)]|.. ..(26,834,107)
42. Change in liability for reinsurance in unauthorized and certified COMPANIES ...........ceoveevevevereeeeeeee oo 4,186 | 84,679 |..
43. Change in reserve on account of change in valuation basis, (increase) or decrease ............cccoeeeveescfeeiiiiiiiiiiiiiiis [0 0
44,  Change in asset VAlUALION FESEIVE ...........c.c.cceeieieeeeeeeeeeeeee e seseseee e sessas s s s eseseasssssssese oo (1,786,203)|.....ccnve... (3,340, 146)
45, Change iN trEASUNY STOCK .........c.coiviviueuitieiieeietete ettt ettt e st et et setesesess s es et sesesesessasesssasesesess [oeneseeeeseeeseaeneneeneeneneeas [0 0.
46. Surplus (contributed to) withdrawn from Separate Accounts during PEriOd ............cceevevevevevereuereeeeesa oo 0. ... 15,000,000 |..
47. Other changes in surplus in Separate ACCOUNtS SAtEMENt ...........c.cveveuruiuiiiieieieteeeeeeee e oo (370,849)|.....coceene (15,594,101) [ 573,623,150
48.  Change iN SUMPIUS NOLES ..........c.eveveuiuieieiieeeteeeececaeete oot eteseas st seseses e sasas st esesesesesssssesesesesessssanas [oeneseesesseeseseneneneaeaneeeeas [0 [0 0
49. Cumulative effect of changes in acCoUNtiNg PrINCIPIES .........c.civveieiiueiereeiieee ettt oo [0 [0 0
50. Capital changes:
L1028 == T I PSSR SO 0
50.2 Transferred from surplus (stock dividend) .0 |
50.3 Transferred t0 SUMPIUS ........c.ooiiiiiiiieieee et sa e s e e e e e neeneeeneeeneesne e e 0
51.  Surplus adjustment:
L2 I T == o I o S SPR SR TRUUROPRORRRIN N
51.2 Transferred to capital (stock dividend) ..
51.3 Transferred from capital ............c..ccoceeieee 0]
51.4 Change in surplus as a result Of FEINSUANCE ..........cceiiiiiiiiiiieieeee et e s e 0
52, DiVIAENdS t0 SIOCKNOIAETS ......eviiiieeecietrieieiciceete sttt ees e se e eseeeae s e seesseeaesessensesesesesssansesesees|ossensicieeseseensicsceseenanas 0
53. Aggregate write-ins for gains and losses in surplus (11,655,572) (12,577,158) (51,364,356)
54. Net change in capital and surplus for the year (Lines 37 through 53) ..........cccceeveeeeeieiiiivcreeieeeeeeeens (3,221,604) (19,255,542) 85,884,826
55. Capital and surplus, as of statement date (Lines 36 + 54) 781,743,549 679,824,785 784,965,153
DETAILS OF WRITE-INS
08.301. Management and Service f86 INCOME .......cccoovoiiiiieucuieiiiceee ettt 5,266,318 |...coooooe. 5,270,013 [ 21,255,256
08.302. MiSCEITANBOUS -....e.eeeeeeiricececeetriei ettt es et es e e s e eese e e s e s s eseesees s s nsesetesesssansesesessfensnsnsnnnasaesennas 326,858 |..ooeeen 465,264 |......cccceenenee. 2,059,180
08,3003, ettt e et e e et e e e et ettt e e et e e et e e e n et e aneeetneeeaneeeaaneeenneeeanteeenneeesneeenneenaneeennneens[eeenneeennreeaneeesaneeesnneennne [seeneeenneeennneeeneeenneeesnnes [erneeenn e e s e e e e e e e e naneen
08.398. Summary of remaining write-ins for Line 8.3 from overflow page ..........ccccuoiiiriieninneeneeseeseeee e [0 RPN O TTRT 0
08.399. Totals (Lines 08.301 through 08.303 plus 08.398) (Line 8.3 above) 5,593,176 23,314,436
2701. Interest credited to reinsurers ..... ..3,913,299 |.. ... 15,019,597
2702. Derivative loss on deferred premium ..274,432 |.. ..4,367,320
DA 01 T T KOO RO O OPERT PR RSO PT PR UPPTRURTRTOPIN
2798. Summary of remaining write-ins for Line 27 from overflow page ...........ccccoiiiieneenienieneeieeee e [0 RPN O TTRT 0
2799. Totals (Lines 2701 through 2703 plus 2798)(Line 27 above) 4,187,731 4,732,113 19,386,917
53071, MISCEITANBOUS ....eeveeeeeeecteeeee ettt ettt ettt eae et aeeeeae e teeeeteessteestensssensetensseenesensesenseas|oreseeeeeeeseees et eeneeenneeeaes [ T (129,971) e (654,564)
5302. Amortization on reinsurance deferred gains . (11,655,572)|.. (12,447 ,187)|.. ..(50,891,177)
5303. Prior period adjustment ..ot |e et (01 0 [ 181,385
5398. Summary of remaining write-ins for Line 53 from oVerflow PAgE .............ccceeeeeveieieiereeeeieeeeeeeeieeesesd|eeeee e [0 [0 0
5399. Totals (Lines 5301 through 5303 plus 5398)(Line 53 above) (11,655,572) (12,577,158) (51,364,356)




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CASH FLOW

Curre;t Year PriorzYear Prior Ye::lr Ended
To Date To Date December 31
Cash from Operations
1. Premiums collected net Of FEINSUMANGCE ...........ccuriiiriiiriciricirieieece ettt ennes [reeeensissennaees 5,153,754 |...ocevvvnene 70,163,681 |................ 338,568,525
2. NetiNVESIMENTINCOME .......vuiiiiiciicie et [oe s 17,397,170 |ooecnee 15,968,346 |......coecne. 75,527,061
3. MISCEIIANEOUS INCOME ......vrerereeaceceeeeeeseeseeseesee e se et et ssess sttt 422,781,158 274,247,272 229,972,446
4. TOtal (LINES 110 3) oottt 445,332,082 360,379,299 644,068,032
5. Benefit and 10SS related PAYMENTS ............c.cueuiviiiiiieiicieteeeeeeee ettt besessnnns [oereseseannanas 410,232,180 |....oo.oe..... 346,433,373 |.cooove 18,206,590
6. Net transfers to Separate Accounts, Segregated Accounts and Protected Cell ACCOUNtS ............c.c.. foeeeercrereene (4,447 ,676)|...ccvcennee (13,097,385)|..cecvvnne 319,325,532
7. Commissions, expenses paid and aggregate write-ins for deductions ...............c.c.ceueueueerieieievevenens eeeeererenenens 45,599,086 |................. 45,912,045 |............... 193,559, 184
8. Dividends paid t0 POIICYNOIAETS .........c.cocviviverieeeieiieieee ettt ettt s s sss s s s s s ssssanans [esetesenene e s sneaene e (O T [0 0
9. Federal and foreign income taxes paid (recovered) netof $ .....................c...... 0 taxon capital
GAINS (IOSSES) +.vuvuvereeececteteeeeeeeeecteteteseeesssaete s et esesssaetetesesensesetesesesensssetesesesenssssaesesasensssntesasesensssnaesasasann 0 1,733 (5,070,204)
10.  Total (LINES 5 throUGN 9) ....c.vuiuieiiiiiieiieit ettt 451,383,590 379,249,766 526,021,102
11.  Net cash from operations (Line 4 MinUS LiN€ 10) .........c.cocvoviviueuereriieeieieieetereeeeee e (6,051,508) (18,870,467) 118,046,930
Cash from Investments
12.  Proceeds from investments sold, matured or repaid:
12,1 BONGS .ottt bbbt 50,515,861 |. 42,972,778 |.. 180,412,598
12.2 SHOCKS .-vrereeeeaeeeie s s sttt nn e eee et (U 0[. 1,000,000
12.3 Mortgage loans ... ..2,958,347 |.. .2,175,371 |.. ... 24,487,331
12,4 REEI ESAE ......eeceeceeiei ettt s e e es st a e s e e s e s e e e e senses et st e nsntenesenanans | oeteteten st (U (U 0
12.5 Other iNVESIEA @SSELS ......cviuuieiieciceciieicc ettt nnnies |oeiinessine s (U 546,521 |......occuvvnene 1,018,072
12.6 Net gains or (losses) on cash, cash equivalents and short-term iNVEStMENts ..............cccccceveees |oerreneeeiennnnneeeens (U 1,715 | 4,651
12.7 MiSCEIIANEOUS PrOCEEAS ..........cecvcveieeeececte e eeecae et eeeeesae e tesenenssae s s en s sae st esensnsnsesesesenansesenas 56,370,502 3,088,995 21,559,411
12.8 Total investment proceeds (LINES 12.1 10 12.7) .....cocvovevevevevceieieeeeeiee et [oeveveseennas 109,844,710 |.ocoveeeene. 48,785,380 |...ccecvvne... 228,482,063
13. Cost of investments acquired (long-term only):
T = T T PSSO ROSOURRRR 55,547,355 |.....cooeuviene 9,337,302 |..cccviennee 148,146,231
1312 SEOCKS ..ottt |oeiine e (U (U 0
13.3 MOMGAGE I0BNS ........vvvceieiieieieieeetetete ettt ettt s s s et e st sese e s s ssesesesesesssnnanesans |resesessetesene et se s e nerenes (O T [V 0
13,4 REAI ESIALE ...ttt o (U (U 0
13.5 Other iNVESIEA @SSELS ......cuiuuieiieciieeiccice ettt nnnies |oesines s (U (U 0
13.6 Miscellaneous @pPliCALIONS .............ccuevevevceceeteieeeececee e e ettt ee ettt sensea et s s enssae st eneneees 17,578,467 53,560,548 66,309, 123
13.7 Total investments acquired (LINES 13.110 13.6) .....ocveveveveueeieieiieieieeeece e 73,125,822 62,897,850 214,455,354
14. Netincrease/(decrease) in contract loans and Premium NOES .............c.cvcvevevevreeeeeeieiererereeeeee e 39,255 2,893 4,184
15.  Net cash from investments (Line 12.8 minus Line 13.7 and Line 14) ..........cccccveveveveueceeeeieieeeeeans 36,679,633 (14,115,363) 14,022,525
Cash from Financing and Miscellaneous Sources
16. Cash provided (applied):
16.1 SUrPIUS NOLES, CAPItAI NOES ..........vveeececeieeiee ettt ettt sannnens | |eeseseseeten e se s saeneneees (O T [V 0
16.2 Capital and paid in surplus, 1€SS treasury STOCK .............cccveveueueueiiiieieeeieeeeeeeeee e sesesesnenens|reseseeseieseenene s seeeeeeees (O T [V 0
16.3 BOITOWED fUNGS ...ttt ensien | |oetines s (U (U 0
16.4 Net deposits on deposit-type contracts and other insurance liabilities ................ccccvoveveeeeeeeeees Joevereeeeeinienens (203,408)|.......ccoevenene 1,673,330 [ 1,871,587
16.5 DiviIdends t0 SLOCKNOIAETS ...........cuuuiuiiiiiiciciee ettt ensees | [rnessene s (U (U 0
16.6 Other cash provided (APPHEA) ...........c.eveveueueiiiieieteeeeeeeeceeee ettt (14,980,797) (1,978, 143) (72,874,185)
17.  Net cash from financing and miscellaneous sources (Line 16.1 through Line 16.4 minus Line 16.5
PIUS LINE 1B.68) ..vuiiiiiicci it (15,184,205) (304,813) (71,002,598)
RECONCILIATION OF CASH, CASH EQUIVALENTS AND SHORT-TERM INVESTMENTS
18. Net change in cash, cash equivalents and short-term investments (Line 11, plus Lines 15 and 17) . |...ccccccoveenne 15,443,920 |............... (33,290,643)|..cecvevrncee 61,066,857
19. Cash, cash equivalents and short-term investments:
19.1 BEGINNING OF YEAI ...ttt ettt s s s st sesessasnanenens |oesesesaenenenen 223,588,264 |................ 162,521,407 |........coee.. 162,521,407
19.2 End of period (Line 18 plus Line 19.1) 239,032,184 129,230,764 223,588,264
Note: Supplemental disclosures of cash flow information for non-cash transactions:
20.00071. SECUFITY BXChANGES ...vivevivieiiiiiiieiete ettt bes e s s snene [oeserenenensnennes 2,319,814 | 5,805,853 |.cceverennne 15,091,895
20.0002. Reinsurance settlement to premiums ceded, asset in kind transfer out ... oo 0 e 0 e 119,010,002
20.0003. Bonds, asset in kind transfer out ... ....99,121,210
20.0004. Surrenders benefits, asset in kind transfer out .. ... 80,543,900
20.0005. Modco, asset in kind transfer out ... [ 0 fnn 0 72,497,696
20.0006. Annuity Benefits, asset in kind transfer out ... [ (01 TR (1 6,197,398
20.0007. Commissions, asset kind transfer in ............ 0. ..3,863,726
20.0008. Intercompany Cash and INTErest ... sesnenenes. [oerereeerenesesesseeerenens O foorreeeee s 0. ..1,418,098
20.0009. Transfer of bonds to preferred stocks . ..1,000,000 |.. 1,000,000




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

EXHIBIT 1

DIRECT PREMIUMS AND DEPOSIT-TYPE CONTRACTS

Currer11t Year Prior2Year Prior Yezr Ended
To Date To Date December 31
INGIVIAUAL T ... s 14,062,924 |...oovvvianne 16,110,945 |...coovvnnne 62,950,463
GROUP I vttt ettt ettt et e s et e s et e s et e s e s et e s s et e s et es s s ese s esesesensesensesessesesoeese ettt ettt 0 feeeeeeeeeeee 0 [ 0
INGIVIAUAT BNNUIEIES ...t oo 298,519,936 |................ 296,785,898 |........... 1,290,683,496
GIOUP @NNUILIES ......vcviiveeeievieeeteeetee sttt ettt ete et e te et et e e et eas et e s s tese st esessese st ese et ebessasessssessssessssesessesessesessesedstesenseseeesene et eneeseneenens 0 freeeeeeeee 0 [ 0
ACCIABNE & NBAIN ... e 231,197 [ 144,766 |........ccoovnenee. 559,071
FTBEEIMAL ...t 0 [ 0 [ 0
Oher lINES Of DUSINESS ........cuiiiiiiiiiiii ittt [e o 0 [ 0 [ 0
Subtotal (LINES 1 tIOUGN 7) ..ot e 312,814,057 |...ccoceev. 313,041,609 |........... 1,354,193,030
DEPOSIt-LYPE CONFACES ......vveeiiiiiieieieteeeie ettt ettt se e e s s s eses e s e e esens [oese e et es et e eeneeas (O R 74,403 |....oovne 223,343
Total (Lines 8 and 9) 312,814,057 313,116,012 1,354,416,373




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

NOTES TO THE FINANCIAL STATEMENTS

1.

Summary of Significant Accounting Policies

A. Accounting Practices

Brighthouse Life Insurance Company of NY (the “Company”) presents the accompanying financial statements on the
basis of accounting practices prescribed or permitted (“NY SAP”) by the State of New York (“New York”)
Department of Financial Services (the “Department”).

The Department recognizes only the statutory accounting practices prescribed or permitted by New York in
determining and reporting the financial condition and results of operations of an insurance company, in determining its
solvency under the New York Insurance Law. In 2001, the National Association of Insurance Commissioners
(“NAIC”) Accounting Practices and Procedures Manual (“NAIC SAP”) was adopted as a component of NY SAP.

New York has adopted certain prescribed accounting practices that differ from those found in NAIC SAP, some of
which affect the financial statements of the Company. A reconciliation of the Company’s net income (loss) and capital
and surplus between NY SAP and NAIC SAP is as follows:

Financial
SSAP Financial  Statement
Number Statement Line For the Three Months For the Year Ended
M Page Number Ended March 31, 2026 December 31, 2025
Net income, NY SAP $ 39,477,980 $ 109,961,024
State prescribed practices:
Deferred annuities using continuous
Commissioners' Annuity Reserve
Valuation Method (“CARVM”) 51 3 1 (110,957) (190,583)
Variable annuities in excess of NY Reg
213 standard scenario over VM 21
stochastic reserves 51 3 1 (23,337) (2,640,289)
NYDEFS Circular Letter No. 11 (2010)
impact on deferred premiums 61 2 15.2 (16,961) 2,168,178
NYDFS Seventh Amendment to
Regulation No. 172 impact on admitted
unearned reinsurance premium 61 15.2 (139,873) (10,723,035)
State permitted practices: NONE — —
Net income, NAIC SAP $ 39,186,852 § 98,575,295
March 31, 2026 December 31, 2025
Statutory capital and surplus, NY SAP $ 781,743,549  § 784,965,153
State prescribed practices:
Deferred annuities using continuous
CARVM 51 1 876,253 987,210
Variable annuities in excess of NY Reg
213 standard scenario over VM 21
stochastic reserves 51 1 423,651 446,988
NYDEFS Circular Letter No. 11 (2010)
impact on deferred premiums 61 15.2 314,040 331,001
NYDFS Seventh Amendment to
Regulation No. 172 impact on admitted
unearned reinsurance premium 61 15.2 (1,596,992) (1,457,119)
State permitted practices: NONE — —
Statutory capital and surplus, NAIC SAP $ 781,760,501  $ 785,273,233

() Statement of Statutory Accounting Principles (“SSAP”)

B. No significant change.
C. Accounting Policy

(1) No significant change.

(2) Bonds not backed by other loans are generally stated at amortized cost unless they have a NAIC rating designation
of 6, which are stated at the lower of amortized cost or fair value. Bonds not backed by other loans are amortized

using the scientific method.

(3-5) No significant change.

(6) Asset-backed securities (“ABS”), included in bonds, are generally stated at amortized cost using the scientific
method unless they have a NAIC rating designation of 6, which are stated at the lower of amortized cost or fair
value. Amortization of the discount or premium from the purchase of these securities considers the estimated
timing and amount of prepayments of the underlying mortgage loans. Actual prepayment experience is
periodically reviewed and effective yields are recalculated when differences arise between the prepayments
originally anticipated and the actual prepayments received and currently anticipated. For credit-sensitive ABS,
certain prepayment-sensitive bonds (e.g., interest-only securities) and securities that have experienced an other-
than-temporary impairment (“OTTI”), the effective yield is recalculated on a prospective basis. For all other ABS,

the effective yield is recalculated on a retrospective basis.



STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

NOTES TO THE FINANCIAL STATEMENTS

For certain ABS, both an initial and final NAIC designation is determined on a security-by-security basis based on
a range of values published by the NAIC. The final designation calculation compares this carrying value with a
range of values, resulting in a final NAIC designation reported herein, which is used for all other accounting and
reporting purposes. For ABS which are not modeled, the NAIC relies on NAIC Credit Rating Provider (“CRP”)
ratings to determine the NAIC designation.

(7-13) No significant change.
D. Going Concern
Management does not have any substantial doubt about the Company’s ability to continue as a going concern.

Accounting Changes and Corrections of Errors

No significant change.
Business Combinations and Goodwill

No significant change.
Discontinued Operations

No significant change.
Investments

A-C. No significant change.

D. Asset-backed Securities
(1) Prepayment assumptions were obtained from published broker dealer values and internal estimates.

(2) a. The Company did not recognize any OTTI on the basis of the intent to sell during the three months ended
March 31, 2026.

b. The Company did not recognize any OTTI on the basis of the inability or lack of intent to retain the investment
in the security for a period of time sufficient to recover the amortized cost basis during the three months
ended March 31, 2026.

c. Impairments where the present value of cash flows expected to be collected is less than the amortized cost
basis of the security are shown in Note 5D(3).

(3) As of March 31, 2026, the Company has not recognized any OTTI on its asset-backed securities based on cash
flow analysis.

(4) At March 31, 2026, the estimated fair value and gross unrealized losses for asset-backed securities, aggregated by
length of time the securities have been in a continuous loss position were as follows:

a. The aggregate amount of unrealized losses:
1. Less than 12 Months $ 756,609
2. 12 Months or Longer $ 14,986,327

b. The aggregate related fair value of securities
with unrealized losses:
1. Less than 12 Months $ 113,069,525
2. 12 Months or Longer $ 194,702,480

(5) The Company performs a regular evaluation, on a security-by-security basis, of its securities holdings in
accordance with its OTTI policy in order to evaluate whether such investments are other than temporarily
impaired. Management considers a wide range of factors about the security issuer and uses its best judgment in
evaluating the cause of the decline in the estimated fair value of the security and in assessing the prospects for
near-term recovery. Factors considered include fundamentals of the industry and geographic area in which the
security issuer operates, as well as overall macroeconomic conditions.

Projected future cash flows are estimated using assumptions derived from management’s best estimates of likely
scenario-based outcomes after giving consideration to a variety of variables that include, but are not limited to:

i.  general payment terms of the security;

ii. the likelihood that the issuer can service the scheduled interest and principal payments;
iii. the quality and amount of any credit enhancements;

iv. the security’s position within the capital structure of the issuer;

v. possible corporate restructurings or asset sales by the issuer; and

vi. changes to the rating of the security or the issuer by rating agencies.

7.1
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NOTES TO THE FINANCIAL STATEMENTS

Additional considerations are made when assessing the unique features that apply to certain asset-backed
securities including, but are not limited to:

i.  the quality of underlying collateral;

ii. expected prepayment speeds;

iii. current and forecasted loss severity;
iv. consideration of the payment terms of the underlying assets backing the security; and

v. the payment priority within the tranche structure of the security.

For asset-backed securities in an unrealized loss position as summarized in the immediately preceding table, the
Company does not have the intent to sell the securities, believes it has the intent and ability to retain the security
for a period of time sufficient to recover the carrying value of the security and based on the cash flow modeling
and other considerations as described above, believes these securities are not other than temporarily impaired.

Dollar Repurchase, Securities Lending, Repurchase and Reverse Repurchase Agreements Transactions Accounted for
as Secured Borrowing and as a Sale

The Company did not have any dollar repurchase, securities lending, repurchase or reverse repurchase agreements

transactions accounted for as secured borrowing or as a sale during the three months ended March 31, 2026.

No significant change.

Restricted Assets

(1) Restricted Assets (Including Pledged)

2

e o

m e om0

Information on the Company’s investment in restricted assets as of March 31, 2026 was as follows:

Restricted Asset Category

Subject to contractual obligation for which liability is not

shown
Collateral held under security lending agreements
Subject to repurchase agreements
Subject to reverse repurchase agreements
Subject to dollar repurchase agreements
Subject to dollar reverse repurchase agreements
Placed under option contracts
Letter stock or securities restricted as to sale
Federal Home Loan Bank (“FHLB”) capital stock
On deposit with states
On deposit with other regulatory bodies

Pledged collateral to FHLB (including assets backing
funding agreements

Pledged as collateral not captured in other categories
Other restricted assets

Collateral assets received and on balance sheet
Assets held under modco reinsurance agreements

Assets held under funds withheld ("FWH") reinsurance
agreements

Total restricted assets

(a) Subset of column 1.

(b) Subset of column 3.

Gross Restricted

7.2

2026
(O] 2 3) “@ (O] ©) (@)
Separate
General Account
Account Assets
Supporting Total Separate Supporting
Separate Account General Increase/
Total General Account Restricted Account March 31, December 31, (Decrease)
Account Activity ® Assets Activity ® 2026 (1 plus 3) 2025 (5 minus 6)
— — 8 — — 3 $ — 3 —
1,326,925 — — — 1,326,925 1,329,367 (2,442)
69,311,092 1,562,895 — — 69,311,092 25,396,427 43,914,665
41,549,000 — — — 41,549,000 54,829,000 (13,280,000)
— — 9,457,529,715 — 9,457,529,715 9,796,611,915 (339,082,200)
369,498,236 — — — 369,498,236 378,263,047 (8,764,811)
S 481,685,253 1,562,895 $9,457,529,715 —  _$9.939214968 _$10.256.429.756 S (317.214,788)



STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

NOTES TO THE FINANCIAL STATEMENTS

2026
Percentage
®) ©) (10) an 12) a3) (14)
Admitted
Total Restricted to Amount
Total Non Admitted Gross Total Reported in Difference
Admitted Restricted (5 Restricted to Admitted General from Note and
Restricted Asset Category Restricted minus 8) Total Assets Assets @ Interrogatories GI1 GI Reference
a.  Subject to contractual obligation for which liability is not
shown —  $ — — % — % XXX XXX XXX
b.  Collateral held under security lending agreements — — — — — — 25.04+25.05
c.  Subject to repurchase agreements — — — — — — 26.21
d.  Subject to reverse repurchase agreements — — — — — — 26.22
e.  Subject to dollar repurchase agreements — — — — — — 26.23
f.  Subject to dollar reverse repurchase agreements — — — — — — 26.24
g.  Placed under option contracts — — — — — — 26.25
h.  Letter stock or securities restricted as to sale — — — — — — 26.26
i.  Federal Home Loan Bank (“FHLB”) capital stock — — — — — — 26.27
j. On deposit with states — 1,326,925 0.01 0.01 — — 26.28
k. On deposit with other regulatory bodies — — — — — — 26.29
1. Pledged collateral to FHLB (including assets backing
funding agreements — — — — — — 26.31
m. Pledged as collateral not captured in other categories — 69,311,092 0.50 0.51 — — 26.30
n.  Other restricted assets — — — — — — 26.32
o. Collateral assets received and on balance sheet — 41,549,000 0.30 0.31 XXX XXX XXX
Assets held under modco reinsurance agreements — 9,457,529,715 68.70 69.50 XXX XXX XXX
Assets held under funds withheld ("FWH") reinsurance
agreements — 369,498,236 2.68 2.72 XXX XXX XXX
r.  Total restricted assets $ —  $9,939,214,968 72.19 % 73.05 % XXX XXX XXX
(c) Column 5 divided by Asset Page, Column 1, Line 28
(d) Column 9 divided by Asset Page, Column 3, Line 28
Difference
between Note and
GI (Per Column
GI Reference 12 above) Explanation
25.04+25.05 S —
26.21 $ —
26.22 $ —
26.23 $ —
26.24 $ —
26.25 $ —
26.26 $ —
26.27 $ —
26.28 $ —
26.29 $ —
26.31 $ —
26.30 $ —
26.32 $ —

(2) Details on the Company’s
follows:

Gross Restricted

assets pledged as collateral, not captured in other categories, as of March 31, were as

2026 Percentage
@ 2 3) (O] ® (©) (@) ® © 10)
Separate
General Account
Account Total Assets Admitted
Supporting Separate Supporting Gross Restricted
Total Separate Account General March 31, Increase/ Total Restricted to Total
Restricted Asset General Account Restricted Account 2026 (1 plus December (Decrease) Admitted to Total Admitted
Category Account Activity® Assets Activity® 3) 31, 2025 (5 minus 6)  Restricted Assets Assets
Derivatives Collateral $ 69311092 $ 1,562,895 S $ $ 69311092 $ 25396427 $ 43914665 S 69,311,092 0.50% 0.51%
Total © $ 69311,092 § 1,562,895  § — 8 — $ 69311092 $§ 25396427 § 43,914,665 $ 69,311,092 0.50% 0.51%
Amount of Total pledged
under derivative
contracts $ 69311092 $ 1,562,895 $ — 3 — §  69311,092 $ 25396427 $ 43914,665 S 69,311,092 XXX XXX
Total Excluding
Derivative Collateral
(Total minus Amt of
Total pledged under
derivative contracts) $ — 3 — 8 — 8 — 8 — 8 — 8 — 8 — XXX XXX

(a) Subset of column 1.

(b) Subset of column 3.

(c) Total Line for Columns 1 through 7 should equal SL(1)m Columns 1 through 7 respectively and Total Line for Columns 8 through 10 should equal SL(1)m Columns 9 through 11,

respectively.

(3) The Company did not have any other restricted assets in 2026 and 2025.

(4) The Company’s collateral received and assets Held under Modco and FWH Reinsurance Agreements reflected as
assets at March 31, 2026, were as follows:
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(O] 2) 3) “@ ®) 6) (Y] ®)
% of BACV to % of BACV
BACV BACV BACV Total Assets to Total
Collateral Modco FWH Fair Value Fair Value Fair Value (Admitted and Admitted
Assets ek ek ek Collateral Modco FWH Nonadmitted)* Assets**
General Account:
a.  Cash, Cash Equivalents, and Short-
Term Investments $ 41,549,000 $ —  $6,027,980 § 41,549,000 $ — § 6,027,980 1.72 % 1.83 %
b.  Schedule D, Part 1, Section 1 — — 188,440,179 — — 160,466,471 6.82 7.23
c.  Schedule D, Part 1, Section 2 — — 62,717,330 — — 54,979,362 227 2.41
d.  Schedule D, Part 2, Section 1 — — — — — — — —
e.  Schedule D, Part 2, Section 2 — — — — — — — —
f.  Schedule B — — 17,270,210 — — 14,846,447 0.62 0.66
g Schedule A — — — — — — — —
h.  Schedule BA, Part 1 — — 4,071,550 — — 2,557,637 0.15 0.16
i.  Schedule DL, Part 1 — — — — — — — —
j. Other — — 90,970,987 — — 85,588,301 3.29 3.49
k. Total Assets $ 41,549,000 $ —  $369,498,236 § 41,549,000 § —  $324,466,198 14.87 % 15.78 %
1. Percentage to Total FWH Assets
(including Modco) XXX XXX XXX XXX XXX XXX XXX XXX
Separate Account:
m. Cash, Cash Equivalents, and Short-
Term Investments $ — $§  41896,140 § — $ — $ 41,896,235 § — 0.38 % 0.38 %
n.  Schedule D, Part 1, Section 1 — 3,328,266,601 — —  3,373,341,780 — 30.25 30.25
0.  Schedule D, Part 1, Section 2 — 1,901,284,558 — — 1,987,252,802 — 17.28 17.28
p.  Schedule D, Part 2, Section 1 — 8,929,409 — — 9,386,635 — 0.08 0.08
q.  Schedule D, Part 2, Section 2 — 1,616 — — 1,706 — — —
r.  Schedule B — 887,928,160 — — 852,966,811 — 8.07 8.07
s.  Schedule A — — — — — — — —
t.  Schedule BA, Part 1 — 5,223,138 — — 3,451,405 — 0.05 0.05
u.  Schedule DL, Part 1 — — — — — — — —
v.  Other — 3,284,000,093 — —  3,283,846,160 — 29.85 29.85
w.  Total Assets $ — $9,457,529,715  § — $ — $9,552,143,534  § — 85.96 % 85.96 %
X.  Percentage to Total FWH Assets
(including Modco) XXX XXX XXX XXX XXX XXX XXX XXX

* k = Column 1 divided by Asset Page, Line 26 (Column 1)
w = Column 1 divided by Asset Page, Line 27 (Column 1)
Hox k = Column 1 divided by Asset Page, Line 26 (Column 3)
w = Column 1 divided by Asset Page, Line 27 (Column 3)
Hkk k (Collateral BACV) should equal Note 5L(1) Column 1, Line o.
w (Collateral BACV) should equal Note SL(1) Column 2, Line o.
Frkk k (Modco BACV) should equal Note SL(1) Column 1, Line p.
w (Modco BACV) should equal Note 5L(1) Column 2, Line p.
kK k (FWH BACYV) should equal Note SL(1) Column 1, Line q.
w (FWH BACYV) should equal Note 5L(1) Column 2, Line q.
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) (10 an 12) 13) 14 as)
Assets BACV Related Party Code
FWH including
Modco 1 2 3 4 5 6
General Account:
Cash, Cash Equivalents, and Short-
a.  Term Investments S 6,027,980 $ — $ — $ — $ — $ — $ 6,027,980
b. Schedule D, Part 1 188,440,179 — — — — — 188,440,179
c. Schedule D, Part 1, Section 2 62,717,330 — — — — — 62,717,330
d. Schedule D, Part 2, Section 1 — — — — — — —
€. Schedule D, Part 2, Section 2 — — — — — — —
f. Schedule B 17,270,210 — — — — — 17,270,210
g Schedule A — — — — — — —
h.  Schedule BA, Part | 4,071,550 — — — — — 4,071,550
i Schedule DL, Part 1 — — — — — — —
j.  Other 90,970,987 — — — — — 90,970,987
k. Total Assets $ 369,498,236 $ — $ — $ — $ — $ — $ 369,498,236
Percentage to Total FWH Assets
1. (including Modco) 100.0 % — % — % — % — % — % 100.0 %
Separate Account:
Cash, Cash Equivalents, and Short-
m. Term Investments S 41,896,140 $ — $ — $ — $ — $ — $ 41,896,140
n.  Schedule D, Part 1 3,328,266,601 — — — — — 3,328,266,601
o.  Schedule D, Part 1, Section 2 1,901,284,558 — — — — — 1,901,284,558
p. Schedule D, Part 2, Section 1 8,929,409 — — — — — 8,929,409
q. Schedule D, Part 2, Section 2 1,616 — — — — — 1,616
I. Schedule B 887,928,160 — — — — — 887,928,160
s. Schedule A — — — — — — —
. Schedule BA, Part | 5,223,138 — — — — — 5,223,138
u. Schedule DL, Part 1 — — — — — — —
v.  Other 3,284,000,093 — — — — — 3,284,000,093
w. Total Assets S 9457529715  § — $ — $ — 8 — S — $ 9,457,529,715
Percentage to Total FWH Assets
X.  (including Modco) 100.0 % — % — % — % — % — % 100.0 %
@ ?
% of Liability to total
Amount Liabilities*
Y. Recognized Obligation to Return Collateral
Asset (General Account) $ 41,549,000 2.0 %
z.  Recognized Obligation to Return Collateral
Asset (Separate Account) $ — — %
aa. Recognized Obligation for Modco assets
(General Account) $ — — %
bb. Recognized Obligation for Modco assets
(Separate Account) $ 9,457,529,715 88.1 %
cc. Recognized Obligation FWH (excluding
Modco) assets (General Account) $ 369,498,236 17.7 %
dd. Recognized Obligation FWH (excluding
Modco) assets (Separate Account) $ — — %

* y +aa+ cc=Column 1 divided by Liability Page, Line 26 (Column 1)

z+bb + dd = Column 1 divided by Liability Page, Line 27 (Column 1)

(5) The Company does not have any assets subject to a modified coinsurance or funds withheld arrangement that were
pledged as collateral for purposes unrelated to the reinsurance agreement.

M. Working Capital Finance Investments
The Company did not have any working capital finance investments as of the three months ended March 31, 2026.
N. Offsetting and Netting of Assets and Liabilities

The Company did not have any assets and liabilities which are offset and reported net in accordance with a valid right
to offset as of March 31, 2026.

O-P. No significant change.
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Q. Prepayment Penalty and Acceleration Fees

During the three months ended March 31, 2026, the Company had securities sold, redeemed or otherwise disposed of
as a result of a callable feature. The number of securities sold, disposed or otherwise redeemed and the aggregate
amount of investment income generated as a result of a prepayment penalty and/or acceleration fee is as follows:

General Account  Separate Account
Number of CUSIPs 1 7
Aggregate Amount of Investment Income $ 917 $ 1,481,855

R. Reporting Entity's Share of Cash Pool by Asset Type

The Company did not participate in a cash pool during the three months ended March 31, 2026.

S. No significant change.
6. Joint Ventures, Partnerships and Limited Liability Companies
A. No significant change.
B. The Company recognized write-downs and recorded adjustments totaling $685,509 and $5,767,548 on investments in
joint ventures, partnerships and LLCs during the three months ended March 31, 2026 and the year ended December 31,
2025, respectively. Impairments are recognized when an investment’s net asset value or management’s estimate of
value, based on available information, is less than the carrying amount or if, in management’s judgment, the investment
will not be able to absorb prior losses classified as unrealized losses. These losses are deemed to be other than
temporary and the value of these impairments was recorded as a realized loss.
7. Investment Income
No significant change.

8. Derivative Instruments

As of March 31, 2026, there were no significant changes in the Company’s derivative policy or investments other than
those described below.

Credit Risk

The Company enters into various collateral arrangements, which may require both the pledging and accepting of collateral
in connection with its derivatives.

The table below summarizes the collateral pledged in connection with its over-the-counter (“OTC”) and exchange traded
derivatives at:

Securities ¥
March 31, 2026 December 31, 2025

Initial Margin:

OTC-bilateral $ 12,888,768 § 20,274,866
Variation Margin:

OTC-bilateral 49,286,223 4,079,908
Total OTC $ 62,174,991 $ 24,354,774
Initial Margin:

Futures $ 7,136,101 ' $ 1,041,654

(M Securities pledged as collateral are reported in bonds. Subject to certain constraints, the counterparties are permitted by contract to sell or repledge this
collateral.
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The table below summarizes the collateral received in connection with its OTC derivatives at:

Cash ® Securities @ Total
March 31, 2026 December 31, 2025 March 31, 2026 December 31, 2025 March 31, 2026 December 31, 2025
Initial Margin:
OTC-bilateral ~ $ — 3 — 8 13,738,492 § 22,357,237 $ 13,738,492 § 22,357,237
Variation Margin:
OTC-bilateral 41,549,000 54,829,000 103,928,264 154,031,354 145,477,264 208,860,354
Total OTC $ 41,549,000 $ 54,829,000 $ 117,666,756 $ 176,388,591 § 159,215,756 § 231,217,591

(1) Cash collateral received is reported in cash, cash equivalents and short-term investments and the obligation to return the collateral is reported in
aggregate write-ins for liabilities as cash collateral received on derivatives.

@) Securities collateral received is held in separate custodial accounts and is not reflected in the financial statements. These amounts are also reported in
Note 16 because the securities are held off-balance sheet.

Certain of the Company’s derivative contracts require premiums to be paid at a series of specified future dates over the life
of the contract or at maturity.

The table below summarizes the net amount of undiscounted future settled premium payments (receipts), by year, as of

March 31, 2026:
Net
Undiscounted
Future Settled
Premium
Payments
Fiscal Year (Receipts)
2026 $ 18,804,719
2027 15,188,101
2028 19,427,971
2029 15,681,154
Thereafter 13,664,111

Total $ 82,766,056

The following table summarizes the estimated fair value of the Company’s derivatives with future settled premiums and the
estimated fair value impact thereof as of:

March 31, 2026 December 31, 2025

Net undiscounted future premium payments (receipts) $ 82,766,056 $ 86,658,109
Estimated fair value of derivative net assets (liabilities), including discounted future premiums $ 87,004,616 $ 108,646,167
Estimated fair value of derivative net assets (liabilities), excluding discounted future premiums $ 163,449,106 $ 188,694,676

9. Income Taxes
No significant change.

10. Information Concerning Parents, Subsidiaries, Affiliates and Other Related Parties
No significant change.

11. Debt

A. No significant change.

B. The Company has not issued any debt to the Federal Home Loan Bank.
C. No significant change.

12. Retirement Plans, Deferred Compensation, Postemployment Benefits and Compensated Absences and Other
Postretirement Benefit Plans

As of March 31, 2026, the Company did not sponsor any retirement plans, deferred compensation plans, postemployment
benefit plans or other postretirement plans.

13. Capital Surplus, Shareholder’s Dividend Restrictions and Quasi Reorganizations
A-I. No significant change.

J. The portion of unassigned funds (surplus) represented by cumulative unrealized gains (losses) was $75,053,110 at
March 31, 2026.

K-M. No significant change.
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14. Contingencies

No significant change.
15. Leases
No significant change.

16. Information about Financial Instruments with Off-Balance Sheet Risk and Financial Instruments with Concentrations of
Credit Risk

(1) The table below summarizes the notional amount of the Company’s financial instruments (derivatives that are
designated as effective hedging instruments) with off-balance sheet credit risk at:

Assets Liabilities
March 31, 2026 December 31, 2025 March 31, 2026 December 31, 2025
Foreign Currency Swaps ~ $ 43,451,543  $ 36,074,746 $ 5,740,650 $ 12,065,319

(2) No significant change.

(3) The Company may be exposed to credit-related losses in the event of nonperformance by counterparties to derivatives.
Generally, the current credit exposure of the Company’s derivatives is limited to the net positive estimated fair value
of derivatives at the reporting date after taking into consideration the existence of master netting or similar agreements
and any collateral received pursuant to such agreements.

The Company manages its credit risk related to derivatives by entering into transactions with creditworthy
counterparties and establishing and monitoring exposure limits. The Company’s OTC derivative transactions are
governed by International Swaps and Derivatives Association, Inc. (“ISDA”) Master Agreements which provide for
legally enforceable set-off and close-out netting of exposures to specific counterparties in the event of early
termination of a transaction, which includes, but is not limited to, events of default and bankruptcy. In the event of an
early termination, the Company is permitted to set-off receivables from the counterparty against payables to the same
counterparty arising out of all included transactions. All of the Company’s ISDA Master Agreements also include
Credit Support Annex provisions which may require both the pledging and accepting of collateral in connection with
its OTC derivatives.

Off-balance sheet credit exposure is the excess of positive estimated fair value over positive book/adjusted carrying
value for the Company’s highly effective hedges at the reporting date. All collateral received from counterparties to
mitigate credit-related losses is deemed worthless for the purpose of calculating the Company’s off-balance sheet
credit exposure. The off-balance sheet credit exposure of the Company’s foreign currency swaps was $3,995,671 and
$3,365,392 at March 31, 2026 and December 31, 2025, respectively.

(4) At March 31, 2026 and December 31, 2025, the estimated fair value of collateral consisting of various securities
received by the Company on its OTC-bilateral derivatives as variation margin was $103,928,264 and $154,031,354,
respectively. The Company also received, as initial margin on its OTC-bilateral derivatives, various securities with an
estimated fair value of $13,738,492 and $22,357,237 at March 31, 2026 and December 31, 2025, respectively.

17. Sale, Transfer and Servicing of Financial Assets and Extinguishments of Liabilities

A. Transfers of Receivables Reported as Sales

No significant change.

B. Transfer and Servicing of Financial Assets

The Company did not participate in the transfer or servicing of financial assets during the three months ended
March 31, 2026.

C. Wash Sales
(1) In the course of the Company’s asset management, securities are not sold and reacquired within 30 days of the
sale date to enhance the Company’s yield on its investment portfolio. There may be occasional isolated incidents

where wash sales occur.

(2) The Company had no wash sales with an NAIC designation 3 or below or unrated securities during the quarter
ended March 31, 2026.

18. Gain or Loss to the Reporting Entity from Uninsured Plans and the Uninsured Portion of Partially Insured Plans
No significant change.
19. Direct Premium Written/Produced by Managing General Agents/Third Party Administrators

No significant change.
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20. Fair Value Information

A. (1) Assets and Liabilities Measured and Reported at Estimated Fair Value at Reporting Date

Hierarchy Table

The following table provides information about financial assets and liabilities measured and reported at estimated fair
value at:

March 31, 2026
Fair Value Measurements at Reporting Date Using
Level 1 Level 2 Level 3 Total
Assets
Perpetual preferred stocks
Industrial & Miscellaneous $ — 3 — 3 1,406,429 $ 1,406,429
Derivative assets ()
Interest rate — 4,542,813 — 4,542,813
Foreign currency exchange rate — 2,753,544 — 2,753,544
Equity market — 396,245,485 — 396,245,485
Total derivative assets — 403,541,842 — 403,541,842
Separate Account assets ) — 3,855,854,765 — 3,855,854,765
Total assets $ — $  4,259,396,607 $ 1,406,429 §  4,260,803,036
Liabilities
Derivative liabilities (V
Foreign currency exchange rate — 43,922 — 43,922
Equity market — 223,290,725 — 223,290,725
Total derivative liabilities — 223,334,647 — 223,334,647
Total liabilities $ — $ 223,334,647 $ — $ 223,334,647

(M Derivative assets and derivative liabilities presented in the table above represent only those derivatives that are carried at estimated fair
value. Accordingly, the amounts above exclude derivatives carried at amortized cost. Futures are excluded from the amounts above
because they are valued at the amount of cash deposits posted with futures exchanges for initial margin plus unsettled variation margin.

@ Separate Account assets are subject to General Account claims only to the extent that the value of such assets exceeds the Separate
Account liabilities. Investments (stated generally at estimated fair value) and liabilities of the Separate Accounts are reported separately as
assets and liabilities.

Transfers between Levels 1 and 2

During the quarter ended March 31, 2026, transfers between Levels 1 and 2 were not significant. Transfers between
levels are assumed to occur at the beginning of the annual period

(2) Assets and Liabilities Measured and Reported at Estimated Fair Value at Reporting Date.
Rollforward Table — Level 3 Assets and Liabilities

A rollforward of the estimated fair value measurements for all assets and liabilities measured and reported at estimated
fair value using significant unobservable (Level 3) inputs for their respective time periods was as follows:

Estimated Fair Value Measurements in Level 3 of the Fair Value Hierarchy

Total Gains
and
Losses
Total Gains included
Balance, Transfer Transfer and Losses in Capital
January 1, into out of included in and Balance,
2026 Level 3™ Level 3™ Net Income Surplus Purchases Sales Issuances  Settlements  March 31, 2026
Assets
Perpetual preferred
stocks - Industrial &
miscellaneous $ 1,406,429 $ — 8 — 3 — S — S — 8 — 8 — 8 — S 1,406,429

Total S 1406429 S — 3 — 3 — S — s — 3 — 5 — 3 — § 1406429

(" Bonds that were measured at amortized cost at the beginning of the period, but were measured at estimated fair value at the end of the period, as
estimated fair value was less than amortized cost at the end of the period, are reported within transfer into Level 3 column. Bonds that were
measured at estimated fair value at the beginning of the period, as estimated fair value was less than amortized cost at the beginning of the
period, but were measured at amortized cost at the end of the period, as estimated fair value was greater than amortized cost at the end of the
period - are reported within transfer out of Level 3 column.

Transfers into or out of Level 3
During the three months ended March 31, 2026, there were no transfers into or out of Level 3.

(3) Transfers between levels are assumed to occur at the beginning of the annual reporting period.
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(4) Assets and Liabilities Measured and Reported at Estimated Fair Value at Reporting Date

When developing estimated fair values, the Company considers three broad valuation techniques: (i) the market
approach, (ii) the income approach, and (iii) the cost approach. The Company determines the most appropriate
valuation technique to use, given what is being measured and the availability of sufficient inputs, giving priority to
observable inputs. The Company categorizes its assets and liabilities measured at estimated fair value into a three-level
hierarchy, based on the significant input with the lowest level in its valuation. The input levels are as follows:

Level 1 Unadjusted quoted prices in active markets for identical assets or liabilities. The Company defines active
markets based on average trading volume for equity securities. The size of the bid/ask spread is used as an
indicator of market activity for fixed maturity securities.

Level 2 Quoted prices in markets that are not active or inputs that are observable either directly or indirectly. These
inputs can include quoted prices for similar assets or liabilities other than quoted prices in Level 1, quoted
prices in markets that are not active, or other significant inputs that are observable or can be derived
principally from or corroborated by observable market data for substantially the full term of the assets or
liabilities.

Level 3 Unobservable inputs that are supported by little or no market activity and are significant to the determination
of estimated fair value of the assets or liabilities. Unobservable inputs reflect the reporting entity’s own
assumptions about the assumptions that market participants would use in pricing the asset or liability.

Determination of Fair Value

The Company defines fair value as the price that would be received to sell an asset or paid to transfer a liability (an
exit price) in the principal or most advantageous market for the asset or liability in an orderly transaction between
market participants on the measurement date. In most cases, the exit price and the transaction (or entry) price will be
the same at initial recognition.

Separate Account Assets: For Separate Account assets classified as Level 2 assets (excluding derivatives), estimated
fair values are determined using either a market or income approach. The estimated fair value is determined using
third-party commercial pricing services, with the primary input being quoted securitization market price determined
principally by independent pricing services using observable inputs or quoted prices or reported net asset value
(“NAV”) provided by the fund managers.

Derivatives: The fair value for exchange-traded derivatives are determined using the quoted market prices and are
classified as Level 1 assets or liabilities. For OTC-bilateral derivatives classified as Level 2 assets or liabilities,
estimated fair values are determined using the income approach. Valuations of non-option-based derivatives utilize
present value techniques.

The significant inputs to the pricing models for most OTC-bilateral derivatives are inputs that are observable in the
market or can be derived principally from, or corroborated by, observable market data.

Most inputs for OTC-bilateral derivatives are mid-market inputs but, in certain cases, liquidity adjustments are made
when they are deemed more representative of exit value. Market liquidity, as well as the use of different
methodologies, assumptions and inputs, may have a material effect on the estimated fair values of the Company’s
derivatives and could materially affect the net change in capital and surplus.

The credit risk of both the counterparty and the Company are considered in determining the estimated fair value for all
OTC-bilateral derivatives, and any potential credit adjustment is based on the net exposure by counterparty after taking
into account the effects of netting agreements and collateral arrangements. The Company values its OTC-bilateral
derivatives using standard swap curves which may include a spread to the risk-free rate, depending upon specific
collateral arrangements. This credit spread is appropriate for those parties that execute trades at pricing levels
consistent with similar collateral arrangements. As the Company and its significant derivative counterparties generally
execute trades at such pricing levels and hold sufficient collateral, additional credit risk adjustments are not currently
required in the valuation process. The Company’s ability to consistently execute at such pricing levels is in part due to
the netting agreements and collateral arrangements that are in place with all of its significant derivative counterparties.
An evaluation of the requirement to make additional credit risk adjustments is performed by the Company each
reporting period.

B. The Company provides additional fair value information in Notes 1, 5, 8, and 16.
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C. Estimated Fair Value of All Financial Instruments

Information related to the aggregate fair value of financial instruments is shown below at:

March 31, 2026
Net Asset Not Practicable
Aggregate Fair Value (Carrying
Value Admitted Value Level 1 Level 2 Level 3 (NAV) Value)

Assets
Issuer Credit Obligations $ 961,253,503 $ 1,068,226,231 $ 11,247,232 § 950,006,271  § — 3 — 3 —
Asset-Backed Securities 452,147,543 464,600,522 — 452,147,543 — — —
Preferred stocks 1,406,429 1,406,429 — — 1,406,429 — —
Mortgage loans 147,794,272 157,916,065 — — 147,794,272 — —
Cash, cash equivalents and short-
term investments 239,032,184 239,032,184 239,032,184 — — — —
Contract loans 177,539 177,539 — — 177,539 — —
Derivative assets (V) 412,741,771 410,922,388 2,104,949 410,636,822 — — —
Other invested assets 14,242,499 19,434,918 — 14,242,499 — — —
Investment income due and accrued 13,430,806 13,430,806 — 13,430,806 — — —
Separate Account assets 10,685,095,976 10,943,245,722 295,696,414 9,469,646,403 919,753,159 — —

Total assets $ 12,927,322,522  $ 13,318,392,804 $ 548,080,779  § 11,310,110,344 § 1,069,131,399 § — 8 —
Liabilities - W W W W W W W -
Investment contracts included in:

Liability for deposit-type contracts $ 14,649,956  $ 14,649,956  $ — 8 —  $ 14,649,956  $ — S —
Derivative liabilities (" 221,749,013 223,518,922 — 221,749,013 — — —
Payable for collateral received 41,549,000 41,549,000 — 41,549,000 — — —
Separate Account liabilities 2,584,815 3,589,625 — 2,584,815 — — —

Total liabilities $ 280,532,784 $ 283,307,503 § — $ 265882828 § 14,649,956 $ — 8 —

December 31, 2025
Not
Practicable
Aggregate Net Asset (Carrying
Fair Value Admitted Value Level 1 Level 2 Level 3 Value (NAV) Value)

Assets
Issuer Credit Obligations $ 991,758,996 $ 1,084,087,385 § 31,308,344 § 960,450,652 $ — S — 3 —
Asset-Backed Securities 434,253,953 443,348,500 — 434,253,953 — —
Preferred stocks 1,406,429 1,406,429 — — 1,406,429 — —
Mortgage loans 152,428,974 161,071,010 — — 152,428,974 — —
Cash, cash equivalents and short-
term investments 223,588,264 223,588,264 223,588,264 — — — —
Contract loans 138,284 138,284 — — 138,284 — —
Derivative assets (V) 283,340,714 282,256,841 — 283,340,714 — — —
Other invested assets 14,594,553 19,440,963 — 14,594,553 — — —
Investment income due and accrued 12,494,454 12,494,454 — 12,494,454 — — —
Separate Account assets 10,780,725,868 10,993,610,948 355,362,461 9,499,631,465 925,731,942 — —

Total assets $ 12,894,730,489  § 13,221,443,078 $§ 610,259,069 § 11,204,765,791 § 1,079,705,629 § — 3 —
Liabilities - - -
Investment contracts included in:

Liability for deposit-type

contracts $ 14,853,364  § 14,853,364  § — 3 — 3 14,853,364  $ — 3 —
Derivative liabilities (" 10,784,441 12,671,955 69,519 10,714,922 — — —
Payable for collateral received 54,829,000 54,829,000 — 54,829,000 — — —
Separate Account liabilities 3,971,839 4,714,900 — 3,971,839 — — —

Total liabilities $ 84,438,644  $ 87,069,219  $ 69,519 $ 69,515,761  $ 14,853,364 $ — § —

() Classification of derivatives is based on each derivative’s positive (asset) or negative (liability) book/adjusted carrying value, which equals the
net admitted assets and liabilities.

Assets and Liabilities

See “A(4) - Assets and Liabilities Measured and Reported at Estimated Fair Value at Reporting Date” above for a
description of the valuation technique(s) and the inputs used in the fair value measurement for Level 2 assets and
liabilities measured and reported at fair value. Incrementally, assets and liabilities not carried at estimated fair value at
the reporting period are described below.

Bonds, Preferred Stock, and Cash, Cash Equivalents and Short-term Investments

When available, the estimated fair value for bonds, cash equivalents and short-term investments are based on quoted
prices in active markets that are readily and regularly obtainable. Generally, these investments are classified in Level
1, are the most liquid of the Company’s securities holdings and valuation of these securities does not involve
management’s judgment.

The estimated fair value for cash approximates carrying value and is classified as Level 1 given the nature of cash.

For bonds, cash equivalents and short-term investments classified as Level 2 assets, estimated fair values are
determined using an income approach. The estimated fair value is determined using third-party commercial pricing
services, with the primary inputs being quoted prices in markets that are not active, benchmark yields, spreads off
benchmark yields, new issuances, issuer rating, trades of identical or comparable securities, or duration for Level 2
assets. Privately-placed securities are valued using the additional key inputs: market yield curve, call provisions,
observable prices and spreads for similar public or private securities that incorporate the credit quality and industry
sector of the issuer, and delta spread adjustments to reflect specific credit-related issues.

The estimated fair value for preferred stock is determined using third-party commercial pricing services, with the
primary input being quoted prices in markets that are not active. Generally, these investments are classified in Level 2

7.11



STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

NOTES TO THE FINANCIAL STATEMENTS

or Level 3. Preferred stock valued using significant observable inputs are classified in Level 2 and those valued using
significant unobservable inputs are classified in Level 3.

For bonds classified as Level 3 assets, estimated fair values are determined using a market approach. The estimated
fair value is determined using matrix pricing or consensus pricing, with the primary inputs being quoted and offered
prices.

Mortgage Loans

For mortgage loans, estimated fair value is primarily determined by estimating expected future cash flows and
discounting them using current interest rates for similar mortgage loans with similar credit risk, or is determined from
pricing for similar mortgage loans. The estimated fair values for impaired mortgage loans are principally obtained by
estimating the fair value of the underlying collateral using market standard appraisal and valuation methods. Mortgage
loans valued using significant unobservable inputs are classified in Level 3.

Contract Loans

The estimated fair value for contract loans with variable interest rates approximates carrying value due to the absence
of borrower credit risk and the short time period between interest rate resets, using observable inputs and is classified
as Level 2. For contract loans with fixed interest rates, estimated fair values are determined using a discounted cash
flow model applied to groups of similar contract loans determined based on the nature of the underlying insurance
liabilities, using unobservable inputs and is classified in Level 3.

Derivatives

For Level 2 assets and liabilities not carried at estimated fair value at the reporting period, the estimated fair value is
determined using the methodologies described in the above section titled “Derivatives.” The estimated fair value of
exchange-traded derivatives is determined through the use of quoted market prices. Since the change in estimated fair
value of exchange-traded futures is settled on a daily basis, the estimated fair value of exchange traded futures equals
the pending cash settlement amount, which is the difference between the cumulative variation margin and cumulative
cash settlements. Generally, these derivatives are classified in Level 1.

Other Invested Assets

The estimated fair value of other invested assets is determined using the methodologies as described in the above
sections titled “Bonds, Cash, Cash Equivalents and Short-term Investments”, based on the nature of the investment.
Excluded from the disclosure are those other invested assets that are not considered to be financial instruments subject
to this disclosure including investments carried on the equity method.

Investment Income Due and Accrued

The estimated fair value of investment income due and accrued approximates carrying value due as this financial
instrument is short-term in nature and the Company believes there is minimal risk of material changes in interest rates
or the credit of the issuer. These amounts are generally classified as Level 2.

Investment Contracts Included in Liability for Deposit-Type Contracts

The fair value of investment contracts included in reserves for life and health insurance and annuities and in the
liability for deposit-type contracts is estimated by discounting best estimate future cash flows based on assumptions
that market participants would use in pricing such liabilities, with consideration of the Company’s non-performance
risk (own-credit risk) not reflected in the fair value calculation. The assumptions used in estimating these fair values
are based in part on unobservable inputs classified in Level 3.

Borrowed Money

The estimated fair value for borrowed money (including interest thereon) approximates carrying value due to the short-
term maturities of these instruments. The amounts are classified in Level 2.

Payable for Collateral Received

The estimated fair value of amounts payable for collateral received approximates carrying value as these obligations
are short-term in nature. These amounts are generally classified in Level 2.

Separate Accounts

Separate Account assets are comprised of common stock, derivative assets, U.S. Treasury and agency securities, cash
and cash equivalents and short-term investments. Common stock securities are valued based upon unadjusted quoted
prices in active markets that are readily and regularly available. Derivative assets are comprised of exchange-traded
interest rate derivatives (options-based). U.S. Treasury and agency securities are valued based upon unadjusted quoted
prices in active markets that are readily and regularly available. The estimated fair value of cash equivalents and short-
term investments approximates carrying value due to the short-term maturities of these instruments.

Level 2 and Level 3 assets not carried at estimated fair value at the reporting period consist of bonds. The estimated

fair value of is determined using the methodologies described in the above section titled “Bonds, Cash, Cash
Equivalents and Short-term Investments”.
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For Separate Account assets classified as Level 3 (excluding derivatives), estimated fair values are determined using
either a market or income approach. The estimated fair value is determined using third-party commercial pricing
services, with the primary input being quoted prices in markets that are not active or priced using expected future cash
flows and discounting them using current interest rates for similar investments with similar credit risk.

The difference between the estimated fair value of Separate Account assets in the table above and the total recognized
in the Statutory Statements of Assets, Liabilities, Surplus and Other Funds represents amounts that are considered non-
financial instruments.

D. AtMarch 31, 2026, the Company had no investments where it was not practicable to estimate fair value.

E. At March 31, 2026, the Company had no instruments measured using the NAV practical expedient for valuation
purposes.

21. Other Items
A-B. No significant change.
C. Other Disclosures

On November 6, 2025, Brighthouse Financial, Inc.(“Brighthouse Financial”) entered into an Agreement and Plan of
Merger (the “Merger Agreement”) with Aquarian Holdings VI L.P., a Delaware limited partnership (“Aquarian
Parent”), Aquarian Beacon Merger Sub Inc., a Delaware corporation and an indirect wholly-owned subsidiary of
Aquarian Parent (“Merger Sub”), and Aquarian Holdings LLC, a Delaware limited liability company, solely for the
purpose of certain provisions, pursuant to which, at the closing of the transactions contemplated by the Merger
Agreement, Merger Sub will merge with and into Brighthouse Financial, with Brighthouse Financial surviving as a
wholly owned subsidiary of Aquarian Parent (the “Merger”).

The Merger Agreement was adopted by stockholders at the special meeting held on February 12, 2026, and the
applicable waiting period under the Hart-Scott Rodino Antitrust Improvement Act of 1976, as amended, has expired.
The Merger is expected to close in 2026. However, the completion of the Merger remains subject to the satisfaction or
waiver of certain other customary conditions, including receipt of insurance regulatory approvals.

D-I. No significant change.

J. Reporting Net Negative (Disallowed) IMR

(1) Net negative (disallowed) IMR

Non-
Insulated Insulated
General Separate Separate
Total Account Account Account
Net negative (disallowed) IMR  $(41,252,341) $(34,815,924) § — $ (6,436,417
(2) Negative (disallowed) IMR admitted
Non-
Insulated Insulated
General Separate Separate
Total Account Account Account
Net negative (disallowed) IMR
admitted $ 41,252,341 $ 34815924 $ — $ 6436417

7.13



STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

NOTES TO THE FINANCIAL STATEMENTS

22

23.

24.

25.

26.

27.

28.

29.

30.

(3) Calculated adjusted capital and surplus

Total

Prior Period General Account
Capital & Surplus From Prior
Period SAP Financials: $784,965,159

Net Positive Goodwill
(admitted) —

EDP Equipment & Operating
System Software (admitted) —

Net DTAs (admitted) 11,061,240
Net Negative (disallowed)

IMR (admitted) 35,257,168
Adjusted Capital & Surplus ~ $738,646,751

(4) Percentage of adjusted capital and surplus

Percentage of Total Net Negative (disallowed) IMR
admitted in General Account or recognized in
Separate Account to adjusted capital and surplus

Total

5.58 %

(5) Allocated gains/losses to IMR from derivatives

Gains

Losses

Unamortized Fair Value Derivative Gains &
Losses Realized to IMR — Prior Period

Fair Value Derivative Gains & Losses Realized to
IMR — Added in Current Period

Fair Value Derivative Gains & Losses Amortized
Over Current Period

130,212

9,559

Unamortized Fair Value Derivative Gains &
Losses Realized to IMR — Current Period Total

Events Subsequent

The Company has evaluated events subsequent to March 31, 2026, through May 12, 2026, which is the date these financial
statements were available to be issued, and has determined there are no material subsequent events requiring adjustment to

or disclosure in the financial statements.
Reinsurance

No significant change.

120,653

Retrospectively Rated Contracts & Contracts Subject to Redetermination

A-D. No significant change.

E. The Company is not subject to the risk sharing provision of the Affordable Care Act.

Change in Incurred Losses and Loss Adjustment Expenses

The Company had no change in incurred losses and no loss adjustment expenses during the three months ended March 31,

2026.
Intercompany Pooling Arrangements
No significant change.
Structured Settlements
No significant change.
Health Care Receivables
No significant change.
Participating Policies
No significant change.
Premium Deficiency Reserves

No significant change.
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31

32.

33.

34.

35.

Reserves for Life Contracts and Deposit-Type Contracts
No significant change.
Analysis of Annuity Actuarial Reserves and Deposit Liabilities by Withdrawal Characteristics
No significant change.
Analysis of Life Actuarial Reserves by Withdrawal Characteristics
No significant change.
Premiums and Annuity Considerations Deferred and Uncollected
No significant change.
Separate Accounts
A. Separate Accounts Activity
(1) No significant change.
(2) As of March 31, 2026 and December 31, 2025, the Company’s Separate Account Annual Statement included

legally insulated assets of $3,855,854,765 and $4,057,846,430, respectively. The assets legally insulated from the
General Account as of March 31, 2026, are attributable to the following products/transactions:

Separate Account Assets

Product/Transaction Legally Insulated Not Legally Insulated
Indexed Annuities $ — 7,145,040,863
Individual Variable Annuities 3,855,854,765 —
Total $ 3,855,854,765 §$ 7,145,040,863

(3-4) No significant change.
B. No significant change.
C. Reconciliation of Net Transfers to or (from) Separate Accounts

(1) Transfers as reported in the Summary of Operations of the

Separate Accounts Annual Statement:

a. Transfers to Separate Accounts (Page 4, Line 1.4) $ 293,030,987
b. Transfers from Separate Accounts (Page 4, Line 10) 387,414,570
c. Net transfers to or (from) Separate Accounts (a) - (b) (94,383,583)

(2) Reconciling Adjustments —

3) Transfers as reported in the Summary of Operations of the Life,
Accident & Health Annual Statement (1c) + (2) = (Page 4, Line 26)  § (94,383,583)

36. Loss/Claim Adjustment Expenses

No significant change.

7.15



2.1

22

3.1

3.2

3.3

3.4

3.5

4.1

4.2

6.1

6.2

6.3

6.4

6.5

6.6

71

7.2

8.1

8.2

8.3

8.4

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

GENERAL INTERROGATORIES

PART 1 - COMMON INTERROGATORIES

GENERAL
Did the reporting entity experience any material transactions requiring the filing of Disclosure of Material Transactions with the State of
Domicile, as requUIred DY the MOGEI AGE? .........c.c.cvcvceeueeeieeeeeceete et eeecae e e et ettt e e s ses et eseses e s saetesesenssseaeses et ensnssansesesanssssaesesesansnsssstesasansnsnansesanen Yes[ 1 No[X]
If yes, has the report been filed with the dOmICIIANY STAIE? ..ottt Yes[ 1 No[ ]

Has any change been made during the year of this statement in the charter, by-laws, articles of incorporation, or deed of settlement of the

reporting entity? ..... Yes[ 1 No[X]

LT E= (=N el i =Ty To L USSP PSRRI

Is the reporting entity a member of an Insurance Holding Company System consisting of two or more affiliated persons, one or more of which
IS AN INMSUIEI? <...eovevoe ettt eeete et e e e ettt e s e astetesesee s s saetesesessssaesesesensssseesesasessnseeesesasensnsseetesaseesssneesesasessnseeetesasasnsesetesasasnsnsetetesasnsseesesasannsren Yes [ X] No[ ]
If yes, complete Schedule Y, Parts 1 and 1A.

Have there been any substantial changes in the organizational chart since the prior quarter end? ............ccocoviiiii e Yes[ 1 No[X]

If the response to 3.2 is yes, provide a brief description of those changes.

Is the reporting entity publicly traded or a member of @ publicly traded GroUP? ..........cooiiiiiiiiii e Yes [ X] No[ ]
If the response to 3.4 is yes, provide the CIK (Central Index Key) code issued by the SEC for the entity/group. ..........cccceveiiiiiiiiniiciceee 0001685040
Has the reporting entity been a party to a merger or consolidation during the period covered by this statement? .............cccccooiiiiiiiiiiiiiics Yes[ 1 No[X]

If yes, provide the name of the entity, NAIC Company Code, and state of domicile (use two letter state abbreviation) for any entity that has
ceased to exist as a result of the merger or consolidation.

1 2 3
Name of Entity NAIC Company Code | State of Domicile

If the reporting entity is subject to a management agreement, including third-party administrator(s), managing general agent(s), attorney-
in-fact, or similar agreement, have there been any significant changes regarding the terms of the agreement or principals involved? ......... Yes[ 1 No[X] NAI
If yes, attach an explanation.

State as of what date the latest financial examination of the reporting entity was made or is being made. ...........cccooeiiiiiiiiiiiicecces 12/31/2022

]

State the as of date that the latest financial examination report became available from either the state of domicile or the reporting entity. This
date should be the date of the examined balance sheet and not the date the report was completed or released. .............ccocevevevevecceerereeeeereennns 12/31/2022

State as of what date the latest financial examination report became available to other states or the public from either the state of domicile or

the reporting entity. This is the release date or completion date of the examination report and not the date of the examination (balance sheet
GALE). eueetatrieei ettt s s e h sttt 09/29/2025

By what department or departments?
New York State Department of FINANCIAI SEIVICES .......ciuiiitiiiiiiiiii ittt h e e s he e b e e bt e bt e bt e abeea b e eaeesaeesbeeabeenbeebeenbeanteenneanes

Have all financial statement adjustments within the latest financial examination report been accounted for in a subsequent financial
statement filed with Departments? .....

Have all of the recommendations within the latest financial examination report been complied With? ..o, Yes [ X] No[ 1 NAI

Has this reporting entity had any Certificates of Authority, licenses or registrations (including corporate registration, if applicable) suspended or
revoked by any governmental entity during the reporting PEAOTA? ..........c.veueveieiiieieieieiieeeeie ettt sttt s st s s s s snanas Yes [ ] No[X]

If yes, give full information:

Is the company a subsidiary of a bank holding company regulated by the Federal Reserve Board? ..... Yes [ ] No[X]

If response to 8.1 is yes, please identify the name of the bank holding company.

Is the company affiliated with one or more banks, thrifts Or SECUNtIES fITMS? ........oiiiiiiii e Yes [ X] No[ ]

If response to 8.3 is yes, please provide below the names and location (city and state of the main office) of any affiliates regulated by a federal
regulatory services agency [i.e. the Federal Reserve Board (FRB), the Office of the Comptroller of the Currency (OCC), the Federal Deposit
Insurance Corporation (FDIC) and the Securities Exchange Commission (SEC)] and identify the affiliate's primary federal regulator.

1 2 3 4 5 6
Affiliate Name Location (City, State) FRB [ OCC | FDIC | SEC

Brighthouse Investment Advisers, LLC ......ccoovvieriveiciiieieieieeen Boston, MA ..o oo Joeeeeeeees | ... YES....

Brighthouse Securities, LLC ..o Charlotte, NC oo oo Joeeeeeeeees | ... YES....

[ 1T N[ T NA[X]

]
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Are the senior officers (principal executive officer, principal financial officer, principal accounting officer or controller, or persons performing

similar functions) of the reporting entity subject to a code of ethics, which includes the following standards? ..............cccooviiiiiiiniiiie,

(a) Honest and ethical conduct, including the ethical handling of actual or apparent conflicts of interest between personal and professional
relationships;

(b) Full, fair, accurate, timely and understandable disclosure in the periodic reports required to be filed by the reporting entity;
(c) Compliance with applicable governmental laws, rules and regulations;

(d) The prompt internal reporting of violations to an appropriate person or persons identified in the code; and

(e) Accountability for adherence to the code.

If the response to 9.1 is no, please explain:

Has the code of ethics for senior managers been @aMENAEA? ..........c..oi ittt e b e et e et e e st e eseeeaeeeseenseeseeneennean
If the response to 9.2 is yes, provide information related to amendment(s).

Have any provisions of the code of ethics been waived for any of the specified OffICEIrs? .........ooiiiiii s
If the response to 9.3 is yes, provide the nature of any waiver(s).

FINANCIAL

Does the reporting entity report any amounts due from parent, subsidiaries or affiliates on Page 2 of this statement? ..............cccoiiiiiiiiis
If yes, indicate any amounts receivable from parent included in the Page 2 amoOunt: ...........cc.ooiiiiiiiiie e $

INVESTMENT

Were any of the stocks, bonds, or other assets of the reporting entity loaned, placed under option agreement, or otherwise made available for
use by another person? (Exclude securities under securities 1ending agreemMENtS.) ..o
If yes, give full and complete information relating thereto:

See Note 5L

Amount of real estate and mortgages held in other invested assets in Schedule BA: ... $..

Does the reporting entity have any investments in parent, subsidiaries and affillates? ...
If yes, please complete the following:

1
Prior Year-End
Book/Adjusted
Carrying Value

Yes [ X] No[ ]

Yes[ ] No[X]

Yes[ ] No[X]

No [ ]

.......................... 740,518

Yes [ X ]

No [ ]

6,141,835
Yes[ ] No[X]
2

Current Quarter
Book/Adjusted
Carrying Value

Preferred Stock ....
Common Stock
Short-Term Investments
Mortgage Loans on Real Estate ....
All Other
Total Investment in Parent, Subsidiaries and Affiliates (Subtotal Lines 13.21 to 13.26) ....
Total Investment in Parent included in Lines 13.21 to 13.26 above

....6,171,534
....6,171,534

....6,141,835
....6,141,835

Has the reporting entity entered into any hedging transactions reported on Schedule DB? ...........ccccoeeiininirieieieieenns Yes [ X] No[ ]
If yes, has a comprehensive description of the hedging program been made available to the domiciliary state? ............ Yes [ X] No[ 1 NAT[ ]
If no, attach a description with this statement.
For the reporting entity’s security lending program, state the amount of the following as of the current statement date:
15.1 Total fair value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2. ..........cccoceiiiiienieiieiieeeeeeee L TR T SRS URURRTRIN 0

15.2 Total book/adjusted carrying value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2
15.3 Total payable for securities lending reported on the liability page. ..........ccccoiiiiiiniiiii e
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Excluding items in Schedule E - Part 3 - Special Deposits, real estate, mortgage loans and investments held physically in the reporting entity’s

offices, vaults or safety deposit boxes, were all stocks, bonds and other securities, owned throughout the current year held pursuant to a
custodial agreement with a qualified bank or trust company in accordance with Section 1, Ill - General Examination Considerations, F.

Outsourcing of Critical Functions, Custodial or Safekeeping Agreements of the NAIC Financial Condition Examiners Handbook? ..................... Yes [ X] No[ ]
For all agreements that comply with the requirements of the NAIC Financial Condition Examiners Handbook, complete the following:
1 2
Name of Custodian(s) Custodian Address
JPMorgan Chase & €O ....c.cecviveeiieiieeeeeeeece e 4 Chase MetroTech Center, 6th Floor , Brooklyn, NY 11245 ...............
For all agreements that do not comply with the requirements of the NAIC Financial Condition Examiners Handbook, provide the name,
location and a complete explanation:
1 2 3
Name(s) Location(s) Complete Explanation(s)
Have there been any changes, including name changes, in the custodian(s) identified in 16.1 during the current quarter? ..............cccccceeeenee. Yes[ 1 No[ X]
If yes, give full information relating thereto:
1 2 3 4
Old Custodian New Custodian Date of Change Reason
Investment management — Identify all investment advisors, investment managers, broker/dealers, including individuals that have the authority to
make investment decisions on behalf of the reporting entity. This includes both primary and sub-advisors. For assets that are managed internally
by employees of the reporting entity, note as such. ["...that have access to the investment accounts”; "...handle securities"]
1 2
Name of Firm or Individual Affiliation
Barings, LLC
BlackRock Financial Management, Inc.
Brighthouse Services, LLC
Goldman Sachs Asset Management, L.P. ...
Macquarie Asset Management Credit Advisors US, LLC
MetLife Investment Management, LLC
Pacific Investment Management Company LLC
Voya Investment Management Co. LLC ......
16.5097 For those firms/individuals listed in the table for Question 16.5, do any firms/individuals unaffiliated with the reporting entity (i.e.
designated with a "U") manage more than 10% of the reporting entity’s invested assets?..... L. Yes [ X] No[ ] NAT
16.5098 For firms/individuals unaffiliated with the reporting entity (i.e. designated with a "U") listed in the table for Question 16.5, does the
total assets under management aggregate to more than 50% of the reporting entity's invested assets?. . Yes [ X] N[ ] NAI
For those firms or individuals listed in the table for 16.5 with an affiliation code of "A" (affiliated) or "U" (unaffiliated), provide the information for the
table below.
1 2 3 4
Investment
Management
Central Registration Agreement
Depository Number Name of Firm or Individual Registered With (IMA) Filed
106006 .................... BaArings, LLC .oooiieeeececece ettt

=3
o

BlackRock Financial Management,
Brighthouse Services, LLC
Goldman Sachs Asset Management, L.P. ...
Macquarie Asset Management Credit Advisors US, LLC
MetLife Investment Management, LLC
Pacific Investment Management Company LLC ....
Voya Investment Management Co. LLC

107738 ..
284788 ..

SEC .

Not a Registered Investment Advisor .

Have all the filing requirements of the Purposes and Procedures Manual of the NAIC Investment Analysis Office been followed? .....................

If no, list exceptions:

Yes [ X ]

By self-designating 5GI securities, the reporting entity is certifying the following elements for each self-designated 5GI security:
a. Documentation necessary to permit a full credit analysis of the security does not exist or an NAIC CRP credit rating for an FE or PL

security is not available.

b. Issuer or obligor is current on all contracted interest and principal payments.
c. The insurer has an actual expectation of ultimate payment of all contracted interest and principal.

Has the reporting entity self-designated SGI SECUNLIES? ......... .o oottt et e et e et e st e st e ae et e e s e e e e enseeneeeneenneenaeennen

8.2

Yes [ X ]

No [

No [

]

]

]

]
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19. By self-designating PLGI securities, the reporting entity is certifying its compliance with the requirements as specified in the Purposes and
Procedures Manual of the NAIC Investment Analysis Office (P&P Manual) for private letter rating (PLR) securities and the following elements
of each self-designated PLGI security:

a. The security was either:

i. issued prior to January 1, 2018 (which is exempt from PLR filing requirements pursuant to the P&P Manual), or

ii. issued from January 1, 2018 to December 31, 2021 and subject to a confidentiality agreement executed prior to January 1, 2022
which confidentiality agreement remains in force, for which an insurance company cannot provide a copy of a private letter rating
rationale report to the SVO due to confidentiality or other contractual reasons (“waived submission PLR securities”).

b. The reporting entity is holding capital commensurate with the NAIC Designation and NAIC Designation Category reported for the

security.

c. The NAIC Designation and NAIC Designation Category were derived from the credit rating assigned by an NAIC CRP in its legal
capacity as a NRSRO which is shown on a current private letter rating, dated during the financial statement year, held by the insurer
and available for examination by state insurance regulators.

. Other than for waived submission PLR securities, defined above, on or after January 1, 2024 for any PLR securities issued on or after
January 1, 2022, if the reporting entity is not permitted to share this private credit rating or the private rating letter rationale report of the
PL security with the SVO, it certifies that it is reporting it as an NAIC 5.B Gl and may not assign any other self-designation.

Has the reporting entity self-designated PLGI to securities, all of which meet the above requirement and as specified in the P&P Manual? ...... Yes[ ] No[X]

o

20. By assigning FE to a Schedule BA non-registered private fund, the reporting entity is certifying the following elements of each self-designated
FE fund:

a. The shares were purchased prior to January 1, 2019.

b. The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.

c. The security had a public credit rating(s) with annual surveillance assigned by an NAIC CRP in its legal capacity as an NRSRO prior to
January 1, 2019.

d. The fund only or predominantly holds bonds in its portfolio.

e. The current reported NAIC Designation was derived from the public credit rating(s) with annual surveillance assigned by an NAIC CRP
in its legal capacity as an NRSRO.

f. The public credit rating(s) with annual surveillance assigned by an NAIC CRP has not lapsed.

Has the reporting entity assigned FE to Schedule BA non-registered private funds that complied with the above criteria? ......... Yes[ 1 No[X]

8.3



STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

GENERAL INTERROGATORIES

PART 2 - LIFE AND ACCIDENT AND HEALTH COMPANIES/FRATERNAL BENEFIT SOCIETIES

Life and Accident Health Companies/Fraternal Benefit Societies:

1.

1.6

3.1

Report the statement value of mortgage loans at the end of this reporting period for the following categories: 1

Amount
1.1 Long-Term Mortgages In Good Standing

111 FAIMN MOTGAGES ...vvceieeieiieteeceeeeeeee ettt et et a e e st s et et e s e ses s s s s s et e s e s e s e s e s s s st es et e s e aes s sttt et et esesess s s s s eseseseananananaes B 40,179,240

1.12 RESIAENEAI MOTLGAGES .....cvvvivieieeieietetetet ettt ettt a et e ettt et esese s es et et et et e s e s e sess s es et e s et et esessas et s s es et e b esesesnss s ssasasesesesesnsnanan B 0

1.13 COMMEICIAI IMOTIGAGES ..........vvvvieieieeee ettt ettt ettt et a e e e e st e s et e s es e ae e s e s et e s e s e s esess s s ss e s et e s et esesess s ss et esesesesesnssasssesasesesesn B 113,236,825

1.14 Total Mortgages in GO0 SANGING .......c.cvovveeceeeeeee e e e eeaeee et s s saeae et es s s s seteses s s aesssesesasssassssesasssassssssesessssansnsssannans $ 153,416,065
1.2 Long-Term Mortgages In Good Standing with Restructured Terms

1.21 Total Mortgages in Good Standing with ReStrUCtUrEd TEIMNS...........oiiiiiiiii ittt $ 0
1.3 Long-Term Mortgage Loans Upon which Interest is Overdue more than Three Months

1.31 FAIMN MOTGAGES ...vvvieeeeieeeececeeecee et ea ettt a s s st s et et e s eaes s e s s e s et e s e s e s s ae s s s st es et eseses s sttt et et esesessssas s ses et esessansnanaes B 0

1.32 Residential Mortgages

.0

1.33 Commercial Mortgages ... B e 4,500,000
1.34 Total Mortgages with Interest Overdue more than Three MONENS ............ccoccueueueieeeeceeeeeeeeeeeeceese e eeeesae st esensseeaeeseneneeaeaenas $ 4,500,000
1.4 Long-Term Mortgage Loans in Process of Foreclosure
141 FAM MOTGAGES ...vvevieieieeeeteeeeceeeeeete ettt et et e s e s s s s s s et et e s e s e s s s st st et e s e s e s s s e s s s st es et e s e ses s s s st esesesesessssasaseseseseseananananaes B 0
1.42 RESIAENtIAI MOTGAGES .....cvvcvivieieeiieietetcteeee ettt ettt e et ettt e bt sese s es et et et et et esese st s es et et e b et essssss et s s e st ebesesesess s ssasasesesesesnnnanas B 0
1.43 COMMEICIAl IMOTIGAGES ... e iutieiti ittt ettt ettt ettt sh e s b e e s bt e bt e s bt e a bt eaeeea e e s he e eh e e eb e e b e e a b e e abeem bt eabeeheesheesheesbeenbeenbeenbeennennnn B 0
1.44 Total Mortgages in ProCess Of FOrECIOSUTE ..........o. ittt ettt e e s e e et e b e s e et e eneeenteeneeeneenneenen B 0
1.5 Total Mortgage Loans (Lines 1.14 + 1.21 + 1.34 + 1.44) (Page 2, Column 3, LiNes 3.1 + 3.2) ....c.ceverrruereeeeeeeeeeeees e $ 157,916,065
Long-Term Mortgages Foreclosed, Properties Transferred to Real Estate in Current Quarter
1.61 FAIM MOIGAGES ...vvveeieieieeeeececeeeeee ettt ettt s s e st s s et et e s e ses s s st s s et e s e s e s s se s s s st es et e s eses s sttt e s et eseseas s asaseses et esessansnanaes B 0
1.62 RESIAENtIAI MOTGAGES .....cvvcvieieieiiicietetet ettt ettt et s ettt et et asse s es et et et e b et et e sess s es et e s et et esessas s s s es et ebesesesnssesssesesesesesesnsnanas B 0
1.63 COMMEICIAl IMOTIGAGES ... e eutiiite ittt ittt ettt ettt ettt et sh e bt e s be e bt e a bt e a bt eae e ea e e e Re e eh e e sb £ e b e e a bt e abeem b e eab e eheesheesbeesbe e beenbeenbeennennne B 0
1.64 Total Mortgages Foreclosed and Transferred to Real EState ..o $ 0
Operating Percentages:
2.1 AGH IOSS PEICENL ...ttt ettt et et ae et et et et et et essae e es et s e s et et esesess s s e s es et esesessasas a2 e s e s e s e s esesesses e s et et e s eseseseases e s e s et et et esess s s esesesebeseseanas SAeattetesetesenen ettt ee s et eaenene 121.200 %
2.2 A&H COSt CONTAINMENT PEICENL .........cvviviiieiiiieietetetcteeetee et et e teteteseseee et st et eses et eseseas et ssesesesesesesess s eseses et et et ssessesesesesesesesessas s ss s et et et et essas s ssas e s e e e et eeseseeeeenene e e s e s eseeeaenens 0.000 ‘%
2.3 A&H expense percent excluding COSt CONtAINMENT EXPENSES .........c.c.euiiiiiiiiiretetitieeeee et e te et tetesee et et e sesetesesess st st et esesesesesess s st asesesesesess Saeseaesesaseseseseneneneasasaseseeenenens 0.000 ‘%
Do you act as a custodian for health SAVINGS GCCOUNES? ...........c..ccueuiieieececee ettt tee ettt ee s e et sesenssaetetesesensssssesesesensssssetesasenssanaenas Yes[ ] No[X]

3.2

3.3

34

4.

4.1

If yes, please provide the amount of custodial funds held as of the reporting date

Do you act as an administrator for health savings accounts? ...

If yes, please provide the balance of the funds administered as of the reporting date .............cocoiiiiiiiiiiii e B 0
Is the reporting entity licensed or chartered, registered, qualified, eligible or writing business in at least two states? ............cccccccocevevuee.e. Yes[ ] No[X]

If no, does the reporting entity assume reinsurance business that covers risks residing in at least one state other than the state of
JOMICIIE Of the FEPOMIING ENLILY? .......cvvieieeecieieieiccecect ettt ettt et s st s et s s st e b s et et s st et s st e st n st es s nanas Yes[ ] No[X]

Fraternal Benefit Societies Only:

5.1

5.2

6.1

6.2

In all cases where the reporting entity has assumed accident and health risks from another company, provisions should be made in
this statement on account of such reinsurances for reserve equal to that which the original company would have been required to
establish had it retained the risks. Has this DEEN AONE? ..........c.c.oviecucueeeieeeeceee ettt es et e s s ssasaesesensananeennas Yes [ ] No [ 1 NAT ]

If no, explain:

Does the reporting entity have outstanding assessments in the form of liens against policy benefits that have increased surplus? .......... Yes[ 1 No[ ]

If yes, what is the date(s) of the original lien and the total outstanding balance of liens that remain in surplus?

Outstanding
Date Lien Amount

Total 0




ol

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE S - CEDED REINSURANCE

Showing All New Reinsurance Treaties - Current Year to Date

1 2 3 4 5 6 7 8 9 10
Effective
Certified Date of
NAIC Type of Type of Reinsurer Certified
Company ID Effective Domiciliary | Reinsurance | Business Rating Reinsurer
Code Number Date Name of Reinsurer Jurisdiction Ceded Ceded Type of Reinsurer (1 through 6) Rating




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY
SCHEDULE T - PREMIUMS AND ANNUITY CONSIDERATIONS

Current Year To Date - Allocated by States and Territories

States, Etc.

Direct Business Only
4 5

Life Contracts 6 7
Accident and
Health Insurance
Premiums,
Including Policy, Total
Life Insurance Annuity Membership Other Columns Deposit-Type
Premiums Considerations | and Other Fees | Considerations 2 Through 5 Contracts

1. Alabama ... AL
2. Alaska ... AK
3. Arizona ..... . AZ 0.
4. Arkansas .. .. AR 0.
5. California .. CA 0.
6. Colorado ...... .. CO 0.
7. Connecticut .. . CT 0.
8. Delaware ............. .. DE 0.
9. District of Columbia . . DC 0.
10. Florida .. .. FL 0.
11.  Georgia .. GA 0.
12.  Hawaii .. . HI 0.
13. Idaho .... . ID 0.
14. lllinois ... LI 0.
15.  Indiana . . IN 0.
16. lowa ..... LA 0.
17. Kansas . .. KS 0.
18.  Kentucky ......oocveiiiiiiiii KY
19.  LouiSiana .......ccceeeiiiiiiiiiee e LA
20. Maine .......
21.  Maryland .
22. Massachusetts .............cccooiiiiiiis MA
23.  Michigan ........ccccooviiiiiiiiicceeeee Mi
24. Minnesota . .. MN
25. Mississippi .. MS
26.  MIiSSOUN ...ooeiiiiiiiiiiiiiciiieec e MO
27, MONtana ..........ocoooiiiiiii s MT
28. Nebraska .. .. NE
29. Nevada ........ .. NV
30. New Hampshire ... NH
31. New Jersey .....ccccooverivieiiiiccciec e NJ
32.  New Mexico . NM
33. New York .....
34. North Carolina .. ..
35.  North Dakota 0.
36. Ohio ..cccueenee 0.
37. Oklahoma . 0.
38. Oregon......... 0.
39. Pennsylvania ... 0.
40. Rhode Island .... 0.
41.  South Carolina . 0.
42.  South Dakota ... 0.
43. Tennessee ... 0.
44, Texas ....... 0.
45. Utah..... 0.
46. Vermont 0.
A7, VIrginia ....oooccoeeiiiiiec e
48.  Washington ...
49. West Virginia
50. Wisconsin ....
51, WYOMING ...oooiiiiiiiiiiiiiiece e
52.  American Samoa ..........ccceceeeiieeeiineenineeans AS
53. Guam ............. .. GU
54. Puerto Rico ...... .. PR
55. U.S.Virginlslands ..........cccocoviiiiniiniinnnn. \
56. Northern Mariana Islands ....................ccc... MP
57. Canada .......ccccceevveennens .. CAN .3, ..
58. Aggregate other alien .. .. OT ... 33,063 |..
59.  SUBLOtAl ..oceiiiiiiiii e 311,991,221
90. Reporting entity contributions for employee benefits
PIANS. ... XXX i o [V [0 [V [0 [V PR 0
91. Dividends or refunds applied to purchase paid-up
additions and annUIties.............ccocecereeereeeeeneeenns forreees XX oo [V [0 (1 [0 (1 0
92. Dividends or refunds applied to shorten endowment|
Or premium paying Period...........eceeeeereeereeereenes foeneees XXoioes oo [V [0 [V [0 [V PO 0
93.  Premium or annuity considerations waived under
disability or other contract provisions.................... oo XXXo.ooo 160,486 ... 0] 0. .0
94.  Aggregate or other amounts not allocable by state......... XXX.......|-ceeeveieiviiennnne. 0] ... 1,485,707 |. 0. .0
95.  Totals (direct bUSINESS)......c.ceveuevveievvrenireririeeeeen s XXX . 298,519,936 |. 0. .0
96.  Plus reinsurance assumed..........ccooveeeereeneeneeneeneenes fooeees XKuwoooo v 0] . 0. .0
97  Totals (all DUSINESS).......cceeevrreirieirieirieereeneea e XXX ...14,886,281 |. 298,519,936 |. .0]....... 313,637, . .0
98.  Less reinsurance ceded..........cooeoeneneeneeneeneenenens feoeers XKoo | 7,406,122 |........ 302,997,651 0 310,403,773 0
99. Totals (all business) less reinsurance ceded 7,480, 159 (4,477,715) 231,197 0 3,233,641 0
DETAILS OF WRITE-INS
58001. Other alien . . 33,083 |. 0 0 ... 33,083 |..
58002. .....ccoceeennne
58003. ..o feeeee s XXX e
58998. Summary of remaining write-ins for Line 58 from
OVErfIOW PAGE .....vevvveeirieeirieienieenisieesieesieeseeeseoeneees XX oo (U SN [V R (U SN [0 (1 0
58999. Totals (Lines 58001 through 58003 plus
58998)(Line 58 above) 33,063 0 0 0 33,063 0
9401. Internal policy exchanges .........ccooeoveveneeneeens fooveecs XXX oo foereiece (VN A 1,485,707 |ooovoeeiie [V [ A 1,485,707 |.ovieiiieciene 0
9402.
9403.
9498. Summary of remaining write-ins for Line 94 from
OVErfIOW PAGE .....vevvveeirieririeienieenisienenieesieeseeese e XX oo (U SN [V R (U SN [0 (1 0
9499. Totals (Lines 9401 through 9403 plus 9498)(Line
94 above) 0 1,485,707 0 0 1,485,707 0
(a) Active Status Counts:
1. L - Licensed or Chartered - Licensed insurance carrier or domiciled RRG............cccccocvevies wevenne 1 4. Q- Qualified - Qualified or accredited reiNSUrer..............cccecevveerieerieieiees eviene 0
2. R - Registered - Non-domiciled RRGS..........coiiiiiiiiiiiieeiiee et ene aeaines 0 5. N-None of the above - Not allowed to write business in the state............ ...... 56

3. E - Eligible - Reporting entities eligible or approved to write surplus lines in the state......... .......

11



STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE Y - INFORMATION CONCERNING ACTIVITIES OF INSURER MEMBERS OF A HOLDING COMPANY GROUP
PART 1 - ORGANIZATIONAL CHART

Brighthouse Financial, Inc.
(BE)
81-3846992

Brighthouse Holdings,
LLC (DE)

Brighthouse Life Insurance New England Life

Brighthouse Brighthouse

Company (DE) Insurance Company (MA) Investment Advisers, Securities, LLG (DE) Brightl’li_clJ_Lé:s?DSEe)rvices,
06-0566090 04-2708937 LLC (DE) ’
87726 91626 04-3240897 13-2862391 81-3094008

cl

Brighthouse Life Insurance
Company of NY (NY)
13-3690700
60992

Brighthouse Reinsurance
Company of Delaware (DE)
81-4750360
16073

Brighthouse Assignment
Company (CT)

BLICNY Property
Ventures, LLC (DE)
88-2890382

LEGEND:
Square edges: Corporation
Round edges: Limited Liability Company

46-3156033

Euro TL Investments

LLC (DE)

Euro Tl Investments

LLC (DE)

TLA Holdings Il LLC
(DE)

27-0227067

BLIC Property
Ventures, LLC

(DE)
88-1417697

I

Brighthouse
Renewables Holding,
LLC (DE)
27-2141386

I I

Greater Sandhill I,
LLC (DE)
47-4161401

TLA Holdings LLC
(DE)

74-3261395
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY
SCHEDULE Y
PART 1A - DETAILS OF INSURANCE HOLDING COMPANY SYSTEM

1 2 3 4 13 14 15 16
Type If
of Control Control
(Ownership, is Is an
Name of Securities Relation- Board, Owner- SCA
Exchange Domi- ship Management, ship Filing
NAIC if Publicly Traded Names of ciliary to Attorney-in-Fact, Provide Re-
Group Company ID Federal (U.S.or Parent, Subsidiaries Loca- | Reporting Directly Controlled by Influence, Percen- Ultimate Controlling quired?
Code Group Name Code Number RSSD CIK International) Or Affiliates tion Entity (Name of Entity/Person) Other) tage Entity(ies)/Person(s) (Yes/No) *
. 4932 ...|Brighthouse Holding Group ... PO OO 87726 ....|06-0566090 .. | 1546103 ..... ... |Brighthouse Life Insurance Company .. Brighthouse Holdings, LLC .... Ownership .100.000 ...|Brighthouse Financial, Inc. . vee | N0
. 4932 ...|Brighthouse Holding Group ............... |.ccee 00000 ....|13-2862391 ..| .... Brighthouse Securities, LLC .. .. |Brighthouse Holdings, LLC . . [Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....N0..
. 4932 ...|Brighthouse Holding Group ............... |..... 91626 ....|04-2708937 ..| .... New England Life Insurance Company .. ..|Brighthouse Holdings, LLC . . [Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....N0..
. 4932 ...|Brighthouse Holding Group ............... |.ccee 00000 ....|04-3240897 .. |4288440 . Brighthouse Investment Advisers, LLC .. |Brighthouse Holdings, LLC . . [Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....N0..
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....|81-3094008 .. Brighthouse Services, LLC ..... . |Brighthouse Holdings, LLC .... . [Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....N0..
. 4932 ...|Brighthouse Holding Group ............... |.cce 00000 ....|27-2141386 .. Brighthouse Renewables Holding, LLC . .. |Brighthouse Life Insurance Company . Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....N0..
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 Greater Sandhill I, LLC . . |Brighthouse Renewables Holding, LLC Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....N0..
. 4932 ...|Brighthouse Holding Group ............... |.ccee 00000 ....| . Euro Tl Investments LLC . .. |Brighthouse Life Insurance Company . Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ... No..
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....|46-3156033 .. Brighthouse Assignment Company . . |Brighthouse Life Insurance Company . Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....YES.
. 4932 ...|Brighthouse Holding Group ............... |.ccee 00000 ....|27-0227067 .. TLA Holdings Il LLC .......... . . |Brighthouse Life Insurance Company . Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....N0..
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....|74-3261395 .. TLA Holdings LLC .ovvvvvvviiiiiiiiiiiiiieeieeeeeeeees . |Brighthouse Life Insurance Company . Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....N0..
. 4932 ...|Brighthouse Holding Group ............... |.ccee 16073 .... [81-4750360 .. Brighthouse Reinsurance Company of Delaware .|Brighthouse Life Insurance Company . Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....N0..
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....| werrrrrrnnnnnns Euro TL Investments LLC ..........evvvvvvvvvnnnnnns . |Brighthouse Life Insurance Company . Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc. . ....N0..
. 4932 ...|Brighthouse Holding Group ............... |.ccee 60992 ....|13-3690700 .. |3302479 ..... Brighthouse Life Insurance Company of NY .... ..|Brighthouse Life Insurance Company . . | Ownership.. ..}.100.000 ...|Brighthouse Financial, Inc ... No..
. 4932 ...|Brighthouse Holding Group ............... |..... 00000 ....|81-3846992 .. Brighthouse Financial, Inc. ..... . |Board of Directors ................. .. |Board of Directors.. ..}..0.000 .... [Board of Directors ..........
. 4932 ...|Brighthouse Holding Group ............... |.ccee 00000 ....| weeeeeeeennnnns Brighthouse Holdings, LLC Brighthouse Financial, Inc. .... . | Ownership .100.000 ...|Brighthouse Financial,

Brighthouse Life Insurance Company ......... Ownership
.|Brighthouse Life Insurance Company of NY . |Ownership..

..... 00000 .... [88-1417697 ..
..... 00000 ... |88-2890382 ..

. 4932 ...|Brighthouse Holding Group ...
. 4932 ...|Brighthouse Holding Group

BLIC Property Ventures, LLC
BLICNY Property Ventures, LLC

.100.000 ...|Brighthouse Financial,
.100.000 ...|Brighthouse Financial,

[ Asterisk | Explanation |




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SUPPLEMENTAL EXHIBITS AND SCHEDULES INTERROGATORIES

The following supplemental reports are required to be filed as part of your statement filing. However, in the event that your company does not transact the type of
business for which the special report must be filed, your response of NO to the specific interrogatory will be accepted in lieu of filing a “NONE” report and a bar code will
be printed below. If the supplement is required of your company but is not being filed for whatever reason enter SEE EXPLANATION and provide an explanation following
the interrogatory questions.

Response
Will the Trusteed Surplus Statement be filed with the state of domicile and the NAIC with this statement? .............cccccoveveennn NO
Will the Medicare Part D Coverage Supplement be filed with the state of domicile and the NAIC with this statement? ...... NO

Will the Reasonableness of Assumptions Certification required by Actuarial Guideline XXXV be filed with the state of domicile and

€lECtTONICAIIY With The NAIC? .........ooeieieeeeeee ettt ettt e et e e e ens e e te s e s es s s saete s s ee s s seeteteses s s saesesesesansnsssetasssensssesesesasensnsnsetesesensnensesas NO
Will the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXV be filed with the state of

domicile and electronically with the NAIC? ...
Will the Reasonableness of Assumptions Certification for Implied Guaranteed Rate Method required by Actuarial Guideline XXXVI be

filed with the state of domicile and electronically With the NAIC? ..............cooueieiiiiiceeeiee e eeee e s et es s sae et s s s esae s s s eneeen NO
Will the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXVI (Updated Average

Market Value) be filed with the state of domicile and electronically with the NAIC? ..........ccoiiiii e NO
Will the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXVI (Updated Market Value)

be filed with the state of domicile and electronically With the NAIC? ...t NO
Will the Life PBR Statement of Exemption be filed with the state of domicile by July 1st and electronically with the NAIC with the

second quarterly filing per the Valuation Manual (by August 15)? (2nd Quarter Only) The response for 1st and 3rd quarters should be

N/A. A NO response resulting with a bar code is only appropriate in the 2nd quarter. In the case of an ongoing statement of exemption,

enter "SEE EXPLANATION" and provide as an explanation that the company is utilizing an ongoing statement of exemption. .............. N/A

NO

AUGUST FILING

Will the regulator-only (non-public) Communication of Internal Control Related Matters Noted in Audit be filed with the state of domicile
and electronically with the NAIC (as a regulator-only non-public document) by August 1? The response for 1st and 3rd quarters should
be N/A. A NO response resulting with a bar code is only appropriate in the 2nd QUArET. ............ccociiiiiiiiii e N/A

Explanation:

Bar Code:

6 0 9 9 2 2 0 2 6 4 9 0 0
6 0 9 9 2 2 0 2 6 3 6 5 0
Reasonableness of Assumptions Certification required by Actuarial Guideline
XXXV [Document Identifier 445]
6 0 9 9 2 2 0 2 6 4 4 5 0
Reasonableness and Consistency of Assumptions Certification required by
Actuarial Guideline XXXV [Document Identifier 446]
6 0 9 9 2 2 0 2 6 4 4 §

o
—

0 1
0 1
0 1
0 1

0
Reasonableness of Assumptions Certification for Implied Guaranteed Rate
Method required by Actuarial Guideline XXXVI [Document Identifier 447]
6 0 9 9 2 2 0 2 6 4 4 7 0 0 0 0 1
Reasonableness and Consistency of Assumptions Certification required by
Actuarial Guideline XXXVI [Document Identifier 448]
6 0 9 9 2 2 0 2 6 4 4 8 01

00 0
Reasonableness and Consistency of Assumptions Certification required by
Actuarial Guideline XXXVI (Updated Market Value) [Document Identifier 449]
6 0 9 9 2 2 0 2 6 4 4 9 0 0 0 0 A

14



STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

OVERFLOW PAGE FOR WRITE-INS

Additional Write-ins for Assets Line 25

Current Statement Date

4

1 2 3 December 31
Net Admitted Assets Prior Year Net
Assets Nonadmitted Assets (Cols. 1-2) Admitted Assets
2504. Receivable from third party administrator ... e 1,562,723 oo [V 1,562,723 [oooeeeeen 1,485,960
2505. Premium deposit suspense , 01,307,521 |... .2,056,001
2506. Receivable from reinsurer in liquidation ..o e 415,320 oo 415,320
2597. Summary of remaining write-ins for Line 25 from overflow page 3,285,564 415,320 2,870,244 3,541,961

15




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE A - VERIFICATION

Real Estate

1

Year to Date

2
Prior Year Ended
December 31

-

SO 0N O W

Book/adjusted carrying value, December 31 Of PriOT YEAI .......c..oiiiiiiiiieeeee et
Cost of acquired:

2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition
Current year change in encumbrances
Total gain (loss) on disposals
Deduct amounts received on disposals
Total foreign exchange change in book/adjusted
Deduct current year’s other than temporary impai
Deduct current year’s depreciation
Book/adjusted carrying value at the end of current period (Lines 1+2+3+4-5+6-7-8)
Deduct total nonadmitted amounts
Statement value at end of current period (Line 9 minus Line 10)

SCHEDULE B - VERIFICATION

Mortgage Loans

1

Year to Date

2
Prior Year Ended
December 31

® N oA W

©

1.
12.
13.
14.
15.

Book value/recorded investment excluding accrued interest, December 31 Of Prior Year ...........ccccvvvvirinininiiiienine s
Cost of acquired:

2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition ....
Capitalized deferred interest and other
Accrual of discount
Unrealized valuation increase/(decrease)
Total gain (loss) on disposals
Deduct amounts received on disposals
Deduct amortization of premium and mortgage interest points
Total foreign exchange change in book value/recorded investment excluding accrued interest
Deduct current year’s other than temporary impairment recognized

................ 161,071,010

Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10) .........

Total valuation allowance
Subtotal (Line 11 plus Line 12) .
Deduct total nonadmitted amounts
Statement value at end of current period (Line 13 minus Line 14)

157,916,065

................ 185,830,546

161,071,010

SCHEDULE BA - VERIFICATION

Other Long-Term Invested Assets

1

Year to Date

2
Prior Year Ended
December 31

© N O

©

1.
12.
13.

Book/adjusted carrying value, December 31 Of PriOT YEAI .........oiiiiiiiiiieeeee e

Cost of acquired:

2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition ....
Capitalized deferred interest and other
Accrual of discount
Unrealized valuation increase/(decrease)
Total gain (loss) on disposals ...
Deduct amounts received on disposals .
Deduct amortization of premium, depreciation and proportional amortization
Total foreign exchange change in book/adjusted carrying value
Deduct current year’s other than temporary impairment recognized
Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+6-7-8+9-10)
Deduct total nonadmitted amounts
Statement value at end of current period (Line 11 minus Line 12)

26,298,006

25,576,753

... 35,367,449

5,767,548
... 26,298,006

26,298,006

SCHEDULE D - VERIFICATION

Bonds and Stocks

1

Year to Date

2
Prior Year Ended
December 31

® N oA N =

[N
@ N =2Oo o

Book/adjusted carrying value of bonds and stocks, December 31 Of Prior YEar ...........coeoieiiiiiiiiiiiieeeeeee s
Cost of bonds and stocks acquired
Accrual of discount
Unrealized valuation increase/(decrease)
Total gain (loss) on disposals
Deduct consideration for bonds and stocks disposed of
Deduct amortization of premium
Total foreign exchange change in book/adjusted carrying value
Deduct current year’s other than temporary impairment recognized
Total investment income recognized as a result of prepayment penalties and/or acceleration fees ....
Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9+10)
Deduct total nonadmitted amounts

Statement value at end of current period (Line 11 minus Line

12)

............ 1,528,842,314
... 57,867,169

1,534,233, 182

............ 1,692, 183,482
...164,303,443

1,528,842,314
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

During the Current Quarter for all Bond
1

SCHEDULE D - PART 1B

Showing the Acquisitions, Dispositions and Non-Trading Activity
s and Preferred Stock by NAIC Designation

NAIC Designation

2
Book/Adjusted
Carrying Value Acquisitions
Beginning During

3 4 5
Book/Adjusted
Dispositions Non-Trading Activity Carrying Value
During During End of

6
Book/Adjusted
Carrying Value

End of

7
Book/Adjusted
Carrying Value

End of

8
Book/Adjusted
Carrying Value
December 31

N o o w0 DN

1. NAIC 1 (a)
NAIC 2 (a)
NAIC 3 (a)
NAIC 4 (a)
NAIC 5 (a) ...
NAIC 6 (a)
Total ICO

ISSUER CREDIT OBLIGATIONS (ICO)

NAIC 1 ....

10. NAIC3
11. NAIC4
12. NAIC5
13. NAIC6
14.  Total ABS

ASSET-BACKED SECURITIES (ABS)

of Current Quarter Current Quarter Current Quarter Current Quarter First Quarter Second Quarter Third Quarter Prior Year
................ 787,941,698 |................ 48,031,274 |............... 141,388,435 |................. 1,080,176 |................695,614, 713 [0 o0 | 787,941,698
................ 386,082,257 |................. 10,960,464 |...................5,822,481 |........ (1,001,132)]...cv0e00e.390,219,108 |- 0 o0 ... 386,082, 257
................. 12,521,078 |.oooeccenericieeeenn 0 e 1,030,000 | (979,064 ... 10,512,014 |0 o0 . 12,521,078
................... 8,334,977 oo 0 [0 i 1,001,541 [9,336,518 [0 [0 . 8,334,977
JO PSRN 3,516,387 oo [V 70,069 | 6,626 |..ocvrerenee 3,452,944 | 0 e 0 3,516,387
0 0 0 0 0 0
1,198,396,397 58,991,738 148,310,985 58,147 1,109, 135,297 1,198,396,397
432,314,164 39,612,010 453,906,342 432,314,164
................... 4,797,199 [ 0 i 10,659 [ 162 [ 4,786,702 e 4,797,199
................... 6,237,137 [oooeeeeieenneceeeenn 0 o000 252,505 | (77,155 [0 5,907 477 [ 0 0 . 6,237,137
................................. 0 o O i 0 e 0 o 0 i 0 0 L0
................................. 0 oo 0 e O 0 e O e O 0 0
0 0 0 0 0 0
443,348,500 39,612,010 19,101,720 741,731 464,600,521 443,348,500

15.
16.
17.
18.

19. NAIC5
20. NAIC6
21. Total Preferred Stock

PREFERRED STOCK

22. Total ICO, ABS & Preferred Stock

................... 1,406,429 |..oooicicicecnd 0 e O o0 i 1,406,429 [0 [0 . 1,406,429
0 0 0 0 0 0

1,406,429 0 0 0 1,406,429 1,406,429
1,643,151,326 98,603,748 167,412,705 799,878 1,575,142,247 1,643,151,326

(a) Book/Adjusted Carrying Value column for the end of the current reporting period includes the following amount of short-term and cash equivalent bonds by NAIC designation:

NAIC 1 §

40,909,066 ; NAIC2 $

0 ; NAIC3 $

0 NAIC4 $ e 0 ; NAIC5 $

F NAICE $occe




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DA - PART 1

Short-Term Investments

1 2 3 4 5
Paid for
Book/Adjusted Interest Collected Accrued Interest
Carrying Value Par Value Actual Cost Year-to-Date Year-to-Date
7709999999 Totals 0 XXX 0 93 0
SCHEDULE DA - VERIFICATION
Short-Term Investments
1 2
Prior Year Ended
Year To Date December 31

1. Book/adjusted carrying value, December 31 Of PriOr YEAI .......cc..oiiiiiiiieiieeeeee ettt et sttt sae e e eeeneen [eeaesae s s s [0 0

2. Cost of short-term investments acquired

3. ACCTUAL O AISCOUNT ...t e e e e e e s e e e e e e e e e s e e e e e e e e e e e e e e e eana

4. Unrealized valuation iNCrEASE/(AECIEASE) .........ueiuiiuieiiiii it sttt ettt ettt st e saeesbeesbe e bt e bt eabeaneeeasesheesheesbeesbeebeenbesnneenresnnes [eineeaeaseessesanesaeesaeeaes [0 0

5. Total gain (loss) on disposals

6. Deduct consideration reCeIVEd ON ISPOSAIS ................cvcviueueuiiiiieititeteteseseeesse st e setesesessss s st e sesesesesessss et et ssesesesesesessasasssesesesesens [sereeseeseseseseneeeananeseeas [V 430,000

7. Deduct amortization OF PrEMIUM .............c.cuoueueuiiiee et eeetetetet ettt ettt ettt s e st es et ese s et essae s esssesesesesesess s et ssesesesesesessasssssasesesesesnns [seseseseseseseseneneeananeeeeas [0 0

8. Total foreign exchange change in book/adjusted carrying value

9. Deduct current year’s other than temporary impairment reCOGNIZEA ............coouiiiiiiiiie i eee [eee e [0 0
10. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-74+8-9) ........coiiiiiiiiiiiiieieeeeeeeeee e [ [0 0
11.  Deduct total nonadmitted amounts
12. Statement value at end of current period (Line 10 minus Line 11) 0 0
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - VERIFICATION

Options, Caps, Floors, Collars, Swaps and Forwards

Book/adjusted carrying value, December 31, prior year (LINE 10, PrOT YEAI) .........c.cuviueveriiriisieeteseissessesesesessssssssesesessssssssesesessssssssesesessssssssesesessssnns sesessssesenn 269,654,405
Cost paid/(consideration receiVed) ON AATITIONS ............ccccviiviueuiiiiiiitetetei st eees ettt es sttt es et b st seses b et et st sese bbbt sssesesebeses s snsesebesessssnsesebesessnsnsnsese thebesesnsssees (46,881,072)
Unrealized Valuation iNCTEASE/(UECTEASE) ............cucveueueueiieeeeieieteisesesese st sssesese s sss s sesesesssssseses et st sssesese s s sseses et s s s ssses et s ssnses et s ssnsssesesessnsnsese otstiesesssnsnes (38,459,039)

SSAP No. 108 adjustments

Total gain (I0SS) ON tErMINALION FECOGNIZEM ........c.cveviiiiieieitetiiei ettt te ettt te bt ee st et b st sesesebe s s st e s es e b e s s se e s e s e b st ss e se b e bbb s sns b e bbb ssns b et s es s snsesebasans eattsseetesasnenes 9,720,105
Considerations received/(Paid) ON tEIMINALIONS ............ccceviiueieeeteiieietetete ettt s s se s st s esesese s s ssesesesesss s sesese s s s s sssesesessssnssaesesesssssesesesesnanans ebebessstssietenas 9,158,706
AAMOTEIZATION ...ttt st s s s s e £ s £ s s e s e £ s E s E S h e e R AL E A A A AR SRRttt te eheneeb e ees (274,435)
Adjustment to the book/adjusted carrying value of REAGEA M ...ttt tes eabeasessesrearesresresrenre e 0
Total foreign exchange change in DOOK/adjUSIEA CAIMYING VAIUE ..........c.ceuiiiiiirieieieieieee ettt ettt s et esese e e e e s st esesesesesensssesesene febeatatasnensenenenes 697,258
Book/adjusted carrying value at end of current period (LINES 1+2+3+4+5-6+7+849) .......coceuriiirivireriiiiiiiieteieiee ettt sse bbb be s ssssse s snnse | esteesesennees 185,298,517
Deduct NONAAMIEEA @SSELS ... bbb b b s b b e e b e s E e s b e s h e e E e e b e e b e e E e e R R SR e E e R R R e R R e R e R e e e an s SReeEeaEeeeeeee e 0
Statement value at end of current period (LiNe 10 MINUS LINE T1) ....cvoiiuiueuiiiiiiiieteteiie ettt ettt sttt ss bbb ss st bbb s s snse bt sassnns ehebesaeneasees 185,298,517
SCHEDULE DB - PART B - VERIFICATION
Futures Contracts

Book/adjusted carrying value, December 31 of Prior YEAr (LINE B, PHOT YEAT).............cccueueveeerereereueeeeessceesesesesessssesesesssessssesesesesassssssssessssssssssesasasssssssasas <5essssssesesasassns (69,519)
Cumulative cash change (Section 1, Broker Name/Net Cash Deposits Footnote - Cumulative Cash Change COIUMNY) ............ccocrueueiereeieceeeeieeeesecaes ceeseeeeeeeeaeenas 2,174,468
Add:

Change in variation margin on open contracts - highly effective hedges
3.11 Section 1, Column 15, current year to date MiNUS ..........cccoviiiiiiiiiis v 0
3.12 Section 1, COIUMN 15, PHOT YEAN .......cvevevieieeeieeeietetesieeeeeteveiesesessasenes eeeesesesssseseseseneeaesesees [0 R 0

Change in variation margin on open contracts - all other
3.13 Section 1, Column 18, current year to date MiNUS ............cccccoeeieieiece ceverererereseeieeeeas 877,79
3.14 Section 1, Column 18, prior year
Add:

Change in adjustment to basis of hedged item
3.21 Section 1, Column 17, current year to date MiNUS ..........ccccoviiiiiiiiis e 0
3.22 Section 1, COIUMN 17, PHOT YEAN .......cvevevieieeeeieeeieteteseeeeeetese e sesessanenes eseeeesesssseseseseneeaesesees 0 e 0

Change in amount recognized
3.23 Section 1, Column 19, current year to date MiNUS ............cccccoeeivieieee ceeerenenereneeieeenas 877,79
3.24 Section 1, Column 19, Prior YEAT PIUS ........ccccevevevevereriiieeeieieieteveseseies eeeseenesesesaeneeens (33,663)
3.25 SSAP NO. 108 @QJUSIMENLS ........cocvevivieieiiiieeieteteecece ettt tes s eseseas eeeseeesesessesesesenee e sesees [V 911,457 o 911,457
T8 o) o) =TI (IR Lo i o g U Tl IR L= 0 PSP TPPTRATROY 0
Cumulative variation margin on terminated contracts during the YEar ................ccecueueuieieieieieeiereseees e 1,313,101
Less:
4.21 Amount used to adjust basis of hedged item ... 0
4.22 AMOUNE FECOGNIZEA .......ovevveeeeeeeie ettt easanns eeseseseeaesenees 1,313,101
4.23 SSAP NO. 108 AQJUSIMENLS ......c.ovvvieietceieceeeeeietete ettt seseeas seeeteseseseassesssseseseseneeas 0 e 1,313,101
T8 o) o) =TI (I Lo o o g UL IR 1= O TSP 0
Dispositions gains (losses) on contracts terminated in prior year:
5.1 Total gain (loss) recognized fOr tErMINALIONS IN PrIOT VAT ........ciuiiiiiiiiiiiee ettt ettt ettt a e e b e sh e e s bt e bt e bt ea et eae e eae e oaeesheeeb e e bt ea bt em bt embeembeeaeeaheeas Seseeesaeeseesasesanesaeesanaines 0
5.2 Total gain (loss) adjusted into the hedged item(s) for termiNatioNs IN PriOT YEAT .........co.iiiiiiie ettt et sa e b e e b e e beeas Seseeeaaeaseesasesaeesanesaeeaes 0
Book/adjusted carrying value at end of current period (LINES 1+2+3.3-4.3-5.1-5.2) ......cceceveveerueuereeeeeeeseaetesesesesseaesesesesesssaesesesesssssesesesessssssesesasensssssssas seesassssssssesanns 2,104,949
Deduct total NONAAMIEA @MOUNLS ............oou et h e h e e e e e e E e e e e e ee oo e e e oo R e e Ee e R e SR e e R e e R e e R e £ e e £ R e e h e e ee e ee e Ee e eeseeseeseeaeeaee s mmemseeneeeeneeeeeeeeennnens 0
Statement value at end of current Period (LINE 6 MINUS LINE 7) ......c.cvvcrueueieeeeeeeceete e eeeescaetetesee st casae et esesssaesesesesessssssesesessssesesesesessssssesesesessssnassasasananas Snsesesesesasnns 2,104,949
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

Schedule DB - Part C - Section 1 - Replication (Synthetic Asset) Transactions (RSATs) Open

NONE

Schedule DB-Part C-Section 2-Reconciliation of Replication (Synthetic Asset) Transactions Open

NONE

SI05, SI06
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - VERIFICATION

Verification of Book/Adjusted Carrying Value, Fair Value and Potential Exposure of all Open Derivative Contracts

Book/Adjusted Carrying Value Check

Part A, SECHON 1, COIMN 14......cuieiiieieeereeseieeee e e eesee e es s ees s e e e e e e e s8££ 8458282t n st nrens | eeseesenasnaiens 185,298,517

Part B, Section 1, Column 15 plus Part B, Section 1 Footnote - Total Ending Cash BalanCe.................c.ceueueeeieieieierereeees eoererenesenneeenes 2,104,949

TOtal (LINE 1 PIUS LINE 2) ..ottt ettt s e s e s s s s et esesessss s s s sesesesesenssnsnenenennninenenes s 187,403,466
Part D, SECHON 1, COIUMN B ......euiueeeereereereeceeeseeseeeseese s eesees e ees e e e ee e e e s e s es s s e s e e e e et e e e s e sse e e e nentnes eeseessssceaions 410,922,388

Part D, SECHON 1, COIUMN 7 ..o ee e ese s es s ees e ee e ee e ee e s s e s s e e e e e e e e e s ee e e s eeseaseesesnanes eesesisasinnis (223,518,922)

Total (Line 3 MIinuS LiN€ 4 MINUS LINE 5) .....ooiuiiiiiiiiiii ittt sttt ettt st siee e e e e sieennesnnesnes e

Fair Value Check

Part A, SECHON 1, COIUMN 16 ...ttt ettt et et et ettt et et et et et et et et et et e e et et e e et eee e e e e e e e e e e e e seenaeee oreeaesreaseanes 188,887,809

Part B, SECHON 1, COIUMN T3 ... .ottt ettt et ettt ettt et et et et et et et et et et et et et et et e e et e e e e e e e e seeneeaeen eaneaeeresreeaeanes 2,104,949

TOtal (LINE 7 PIUS LINE 8) ...ttt ettt s e s st et et easss s s s sesesesesnnnsssneneseseninenenes e 190,992,758
Part D, SECHON 1, COIUMN G ...t eeees s es s ees e e s e s s e s s e et en e e e esnanas eeseesssscnarons 414,328,392

Part D, SECHON 1, COIUMN T0 .....eueueueueiseeaceceeeeeeeeseeseeseeseese e e eeseesee e eeseeeeeessees s ees e s e e eeseeseesee e e e e e e e s ensessessesseeseaseeseseanes | eeeseseuninnns (223,335,634)

Total (Line 9 minus Lin€ 10 MINUS LINE T1) ..ouiiiiiiiiiiiiie ettt sttt ettt sn e e e e e e sbeesee e snnesnes i

Potential Exposure Check

Part A, SECHON 1, COIIMN 27 ....cuiuuiiiurieeeseceeeseceseesesese s seses et s st bbbttt entens | snsissesnsniens 15,456,793

Part B, SECHON 1, COIMN 20 ......cuuiuuieuieieiieiieeretseeeeee et sse st se s ssesse st b bbbttt eniee | sosessesiesnsneas 4,442,750

Part D, SECHON 1, COIUMN 12 .....cuuiuiuuieeitciee et es s se bbbttt enne | sneissesninieas 19,899,543

Total (Line 13 plus Line 14 MiINUS LINE 15) ....c.eiiiiiiiiiiieee et snenenens s
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE E - PART 2 - VERIFICATION

(Cash Equivalents)

1 2
Prior Year Ended
Year To Date December 31
1. Book/adjusted carrying value, December 31 Of PriOF YEAT ..........c.c.cvcueueiieeeieieeeeeeceee ettt easass s s s sesesessnnnas [ereseeeseeennens 114,309,012 |..ocooeee 6,484,694
2. Cost Of Cash eqUIVAIENTS ACGUITEA ............ccooiiieieeeieececececieie ettt ettt a sttt et eses e s s s s s s e s et esessssssassasesesessssasssesasess [eresensnsasesneas 40,736,580 |....coocnveeee 334,677,437
3. ACCTUAN OF GISCOUNL .....eeeiereetcteeeeicaeteeeee e eseeeeeee e e eseseeeee e eseseseeee a2 eseseseeee e e e sesee e e 2 eseseeeeeeeaeseseseees s e sesesesesasansesesesessnnnsnans [oemsnacicarsssennacaa 463,474 | 1,346,564
4. Unrealized valuation iNCrEaSE/(AECIEASE) .........ueiuiiuiriiiie ettt ettt ettt et st e bt e sbeesbe e bt e bt eabeeaeeaasesseesseesbeesbeenbeenbesneennennne [eisesasaiessesaaesaeesaeeaes [0 0
5. Total gain (I0SS) ON QISPOSAIS ........c.c.cviiieieteeeececeeeie et eteee s et et eseas s st st et et esese s s s st esesessssassssssesesesessssssssesesesesnas [oeseseseseseseseneneeananeneeas [0 2
6. Deduct consideration received 0N ISPOSAIS ................ceueuiviiiieieieieieteteseeeeeeses et sesss s esssesesesesesesssssssesesesesesssssssssasesesesesnans |oessesesennens 114,600,000 |............... 228,199,685
7. Deduct amortization OF PrEMIUM .............c.cuoueuiuiieiee et tetet ettt ettt es e st esesete s et essse s esssesesesesesess s et st esesesesesessasssssasesesesesnns [oeseseseseseseseneeeananeeenas [0 0
8. Total foreign exchange change in book/adjusted Carrying VAIUE ............couiiiiiiiiiiiiiei ettt ns [eaeeeie e [0 0
9. Deduct current year’s other than temporary impairment reCOGNIZEA ..........ccoouiiiiiiiiiie i eee e [0 0
10. Book/adjusted carrying value at end of current period (Lines 142+3+4+5-6-7+8-9) ..........c.ceemrueuiieieieierereeeeeeeeeeieeeeseeeaenas [eeeseneeeeeeeas 40,909,066 |.............. 114,309,012
11, Deduct total NONAAMILEA BMOUNES .......c.e.rieiiueueieeeiei ittt eseaeeeeee e eseseeeeeesesesesesesesassesesesesessesssesesesssnaesesesessassesesesesasnnnnns [oescicsssssssnscaceseseesnacaas [0 0
12.  Statement value at end of current period (Line 10 minus Line 11) 40,909,066 114,309,012
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE A - PART 2

Showing All Real Estate ACQUIRED AND ADDITIONS MADE During the Current Quarter
1 4 5 6 7 8 9
Location
2 3 Additional
Book/Adjusted Investment
Date Actual Cost at Amount of Carrying Value Made After
Description of Property City State Acquired Name of Vendor Time of Acquisition Encumbrances Less Encumbrances Acquisition

0399999 - Totals

SCHEDULE A - PART 3

Showing All Real Estate DISPOSED During the Quarter, Including Payments During the Final Year on “Sales Under Contract”
1 Location 4 5 6 7 8 Change in Book/Adjusted Carrying Value Less Encumbrances 14 15 16 17 18 19 20
2 3 Expended 9 10 1 12 13
for Book/ Total Book/ Gross
Additions, | Adjusted Total Foreign Adjusted Income
Permanent | Carrying Current Change in | Exchange | Carrying Foreign Earned
Improve- | Value Less Year's Current Book/ Change in |Value Less Exchange | Realized Total Less Taxes,
ments and | Encum- Current |Other-Than-[ Year's Adjusted Book/ Encum- | Amounts Gain Gain Gain Interest Repairs
Changes brances Year's | Temporary | Changein | Carrying | Adjusted brances | Received (Loss) (Loss) (Loss) [Incurred on and
Disposal Actual in Encum- Prior Depre- [Impairment| Encum- Value Carrying on During on on on Encum- | Expenses
Description of Property City State Date Name of Purchaser st rances Year ciation __Recgani (11-9-10 Value Disposal Year Disposal Disposal Disposal brances Incurred

0399999 - Totals
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SCHEDULE B - PART 2

Showing All Mortgage Loans ACQUIRED AND ADDITIONS MADE During the Current Quarter

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

1 4 5 6 7 8 9
2 3 Additional
Loan Actual Cost at Investment Made Value of Land
Loan Number City State Type Date Acquired Rate of Interest Time of Acquisition After Acquisition and Buildings

3399999 Totals

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

0299999. Mortgages with pamal repayments

1 Location 5 Change in Book Value/Recorded Investment 14 15 17 18
2 3 Book Value/ 8 9 10 1" 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Investment Foreign
Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred i Exchange Accrued Gain Gain
Date Disposal Interest Increase/ |(Amortization)| Impairment | Interest and | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value | Disposal eration Disposal Disposal Disposal
702762 ovvvviiiiiiiiiiiieneieinna MOUNT LAUREL ......ccevvniiiiiiinnniiiiiinn Jovvnnnninneennnns [ 11/10/2015 01/21/2026 ... .ccoeveees 1,000,000 J..oeveeevviieneen O frviiiiiiinnnnnn O e O e O e 0 e O o 1,000,000 |.......... 1,000,000 J..evveniiiiieneen O friiiiiiiiiiiinn [0 0
0199999. Mortgages closed by repayment 1,000,000 0 1,000,000 1,000,000 0 0
FARM MORTGAGES ... VARIOUS ... 0 e O [ O e O L O e O 1,195,729 |.......... 1,195,729 |..
COMMERCIAL MORT . VARIOUS . 0]
0

1,958,347

0599999 - Totals

1,000,000

0 0 2,958,347

2,958,347
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE BA - PART 2

Showing Other Long-Term Invested Assets ACQUIRED AND ADDITIONS MADE During the Current Quarter

CusIrP
Identification

Name or Description

Location

3

4

5

Name of Vendor
or General Partner

8099999 - Totals

6

and
SVO

NAIC
Designation,
NAIC
Designation
Modifier

Admini-
strative
Symbol

Orig

Date

Acquired

7

inally

Type
and
Strategy

8

9

Actual Cost

at Time of

Acquisition

10

Additional
Investment Made
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8099999 - Totals




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE D - PART 3

Show All Long-Term Bonds and Stocks Acquired During the Current Quarter

03

1 2 3 4 5 6 7 8 9
NAIC
Designation,
NAIC
Designation
Modifier
and
SVO
Number of Paid for Accrued Admini-
CcusIP Date Shares of Interest and strative
Identification Description Acquired Name of Vendor Stock Actual Cost Par Value Dividends Symbol
02079K-BN-6 ALPHABET INC SENIOR CORP_BND ~ 5.500% 02 .. . 02/09/2026 ..... GOLDMAN SACHS & CO. .. 3,207,8% .... 3,315,000 |.... ....0
025816-ES-4 ......... | AVERICAN EXPRESS CONPANY SUB CORP_BND ... ....02/03/2026 ... MORGAN STANLEY & CO. INC . 1,790,000 |... .1,790,000 |. .0
25160P-AR-8 . ..|DEUTSCHE BANK AG NEW YORK BRA SRBN CORP ....02/03/2026 ..... DEUTSCHE BANK AG ........... 1,855,000 |... . 1,855,000 |. .0
443201-AH-1 . ..|HOWMET AEROSPACE INC SENIOR CORPBND 4 ... ...02/17/2026 ..... CITIGROUP GLOBAL MKT INC . 4,995,650 |... .5,000,000 |. .0
540424-AU-2 . . | LOEWS CORPORATION SENIOR CORP_BND  4.94 ... 02/10/2026 ..... J.P. MORGAN SECURITIES INC .. 3,996,800 |... . 4,000,000 |. ....0
681919-BP-0 . ..| OMNICOM GROUP INC SENIOR CORP_BND ~ 4.65 ... 01/15/2026 ..... TAX FREE EXCHANGE ... . | 2,013,182 |... .2,000,000 |. 26,867
681919-BT-2 OMNICOM GROUP INC SENIOR CORP_BND  3.37 .. 01/15/2026 ..... TAX FREE EXCHANGE ... e [, .. 306,662 |...... ... 405,000 |.... .... 5,088
0089999999. Subtotal - issuer credit obligations - corporate bonds (unaffiliated) 18,255, 159 18,365,000 31,955
0489999999. Total - issuer credit obligations (unaffiliated) 18,255, 159 18,365,000 31,955
0499999999. Total - issuer credit obligations (affiliated) 0 0 0
0509999997. Total - issuer credit obligations - Part 3 18,255,159 18,365,000 31,955
0509999998. Total - issuer credit obligations - Part 5 XXX XXX XXX
0509999999. Total - issuer credit obligations 18,255,159 18,365,000 31,955
3136BW-Y6-7 .........| FEDERALNAT|ONALMORTGAGEASSO SENIOR AGENC 02/18/2026 ..... MORGAN STANLEY & C0. INC .... 14,749,309 ... 14,598,760 |.... ... 49,123
S137HH-CM-1 ......... FEDERALHOMELOANMORTGAGECOR SENIOR AGENCY . 02/18/2026 ..... MORGAN STANLEY & C0. INC . 14,835,201 ... 14,724,765 |.... ... 48,074
1039999999. Subtotal - asset-backed securities - flnanC|aI asset-backed securities - self-liquidating - agency residential mortgage-| backed secuntles not/partially guaranteed (not exempt from RBC) 29,584,510 29,323,525 97,197
017500-AQ-2 ......... J ALLEGROCLOLTDALLEG_21-1AR SENIOR ABS_ABS . [ 02/18/2026 ..... [SCOTIA CAPITAL . [ 10,027,500 ...10,000,000 |.... ... 41,730
1099999999. Subtotal - asset-backed securities - financial asset- backed securities - self liquidating - non-agency - CLOs/CBOs/CDOs (unaffiliated) 10,027,500 10,000,000 41,730
1889999999. Total - asset-backed securities (unaffiliated) 39,612,010 39,323,525 138,927
1899999999. Total - asset-backed securities (affiliated) 0 0 0
1909999997. Total - asset-backed securities - Part 3 39,612,010 39,323,525 138,927
1909999998. Total - asset-backed securities - Part 5 XXX XXX XXX
1909999999. Total - asset-backed securities 39,612,010 39,323,525 138,927
2009999999. Total - issuer credit obligations and asset-backed securities 57,867,169 57,688,525 170,882
4509999997. Total - preferred stocks - Part 3 0 XXX 0
4509999998. Total - preferred stocks - Part 5 XXX XXX XXX
4509999999. Total - preferred stocks 0 XXX 0
5989999997. Total - common stocks - Part 3 0 XXX 0
5989999998. Total - common stocks - Part 5 XXX XXX XXX
5989999999. Total - common stocks 0 XXX 0
5999999999. Total - preferred and common stocks 0 XXX 0

6009999999 - Totals 57,867,169 XXX 170,882
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..912828-6L-9 |UNITED STATES TREASURY SENIOR GOVT BND ....... . 03/31/2026 . |MATURITY ..eovvvvnniniinnnniiininnnns foeveeiiniiiniiininns fouees 10,100,000 |...... 10,100,000 |....... 10,119,744 |....... 10,101,248 |.... ... (1,248) | 0 e (1,248) [0 | 10,100,000 |.. . 03/31/2026 . [1.A ........
..91282C-B0-3 | UNITED STATES TREASURY SENIOR GOVT BND . . 02/28/2026 . |MATURITY ..vvvvvvvvvvnnnnnnnnnnnnnnns fovvvnnnnnnnnnnnnnnns founns 10,100,000 |...... 10,100,000 |........ 9,454,564 |....... 10,072,756 |.... ...27,244 . 0. L0 s 10,100,000 |.. . 02/28/2026 . [1.A ........
0019999999. Subtotal - issuer credit obllgatlons - U.S. government obllgatlons (exempt from RBC) 20,200,000 20,200,000 19,574,308 20,174,004 0 25,99 0 0 20,200,000 XXX XXX
..82340%-AB-3 | SHEPHERDS FLAT WIND LLC SECURED CORP BND .... . 01/31/2026 . |REDEMPTION 100.0000 ..eevve fooeeiiiiiiiiiiiiiins foeeei 63,008 [............ 63,008 |............ 63,008 |............ 63,008 |....oevveenees 0 Joeeeeeiieenns [ 0 Joeeeeeieeenn [ 0 Joeeeeeennn 63,008 . 04/30/2032 . [1.B FE ....
0069999999. Subtotal - issuer credit obligations - project finance bonds issued by operating entities
(unaffiliated) 63,008 0 63,008 XXX XXX
..00115*-AA-0 | AES ILUMINA LLC SECURED CORP_BND  6.000 .... |. 03/31/2026 . |REDEMPTION 100.0000 ....... |.... ...66,992 |.... .0 . ..70,069 |.. . 03/26/2082 . [5.C ........
.. 1248EP-BT-9 | CCO HOLDINGS LLC SENIOR CORP_BND 144A ........ . 02/05/2026 . | CALL 100.0000 ......evvvvvnns fornn . 130,000 |.... .0 . 130,000 |.. . 05/01/2027 . [3.C FE .
..12672#-AA-6 | CVS PASSTHROUGH TRUST SECURED CORP_BND ....... . 03/10/2026 . | REDEMPTION 100.0000 ....... |.... ...24,513 |.... .0 . ..24,513 |.. . 09/10/2034 . [2.B ........
..126746-AA-6 | CVS PASSTHROUGH TRUST SECURED CORP_BND .. . 03/10/2026 . | REDEMPTION 100.0000 . , , .5,833 | 0 .5,833 . 08/10/2035 . (2.B .
..223611-A#-1 | COWBOYS STADIUM LP SECURED CORP_BND 3. . 03/31/2026 . | REDEMPTION 100.0000 . ..285 750 285 750 ..285,750 |. 0 .285,750 . 03/31/2034 . [1.G PL ..
..223611-A@-3 | COWBOYS STADIUM LP SECURED CORP_BND 3. .... . 03/31/2026 . |REDEMPTION 100.0000 ....... |.... . 134,944 134,944 .. 134,044 |.... .0 . . 03/31/2034 . [1.G PL ...
..31677A-AB-0 |FIFTH THIRD BANK NA SUB CORP_BND ~ 3.850 .... . 02/13/2026 . |CALL 100.0000 .....oevvvennns founn 1 260,000 ..1,260,000 . , 1 259,970 |.... .0 . . , . 03/15/2026 . [2.A FE ...
..491393-AA-2 | KENTUCKY POWER COST RECOVERY L SECURED C .... . 03/02/2026 . | REDEMPTION 100.0000 . ... 30,333 ... 30,333 ...30,327 | ...30,328 |. 0 ..30,333 . 09/01/2047 . [1.A FE ..
..512807-AS-7 | LAM RESEARCH CORPORATION SENIOR CORP_BND ..... . 03/15/2026 . | MATURITY . 3,504,000 .. 3,504,000 .. 3,446,079 .3,500,448 |. 0 . 3,504,000 . 03/15/2026 . [1.G FE ..
..50073@-AA-4 | MESQUITE POWER LLC SECURED CORP_BND 4. . 03/31/2026 . | REDEMPTION 100.0000 . .2, ...21,297 ...21,297 ... 21,297 | 0 ..21,297 . 12/31/2039 . [2.A PL ...
..681919-BH-8 | OMNICOM GROUP INC SENIOR CORP_BND 144A .. . 01/15/2026 . | TAX FREE EXCHANGE .. 2,013,152 ..2,000,000 1,991,648 1,991,905 |. 0 .1,992,025 . 10/01/2028 . [2.A FE ..
..681919-BM-7 | OMNICOM GROUP INC SENIOR CORP_BND 144A .. . 01/15/2026 . | TAX FREE EXCHANGE .. .. 306,662 405,000 .304,312 0 . 03/01/2041 . [2.A FE ..
..78512%-AA-5 | S&E REPLACEMENT POWER LLC SECURED CORP B .... . 03/31/2026 . | REDEMPTION 100.0000 . 45,918 45,918 45,918 0 . 05/31/2029 . (1.D PL ..
..785592-AV-8 | SABINE PASS LIQUEFACTION LLC SECURED COR .... . 02/25/2026 . |CALL 100.0000 ...... 64,000 64,000 64,000 0 . 06/30/2026 . [2.A FE ..
..82340*-AA-5 | SHEPHERDS FLAT WIND LLC SECURED CORP_BND .... . 01/31/2026 . |REDEMPTION 100.0000 . 15,752 15,752 15,752 |. 0 . 04/30/2032 . [2.B FE ..
..863667-AN-1 | STRYKER CORPORATION SENIOR CORP_BND 3. ..... [. 03/15/2026 . |MATWRITY ............. . 1,605,000 ..1,605,000 ,504,535 |. 0 . 03/15/2026 . [2.A FE ..
..87612B-BN-1 | TARGA RESOURCES PARTNERS LP SENIOR CORP_ ..... [. 01/15/2026 . | CALL 101.1460 ... 80,917 ...80,000 ...89,200 |. ...80, 0 . 01/15/2029 . [2.B FE ...
..87901J-AJ-4 | TEGNA INC SENIOR CORP_BND  4.625% 03/15 .... . 03/24/2026 . |CALL 100.0000 ... ..900,000 . 900,000 ..909,000 |. 900 000 |. 0 . 03/15/2028 . [3.A FE ...
..88240T-AA-9 | TEXAS ELECTRIC MARKET STABILIZ SECURED C .... |. 02/01/2026 . | REDEMPTION 100.0000 . 75,736 75,736 75,735 |. 75,735 |. 0 . 08/01/2036 . [1.A FE ..
..90363@-AC-4 | USTA NATIONAL TENNIS CENTER IN SECURED C .... [. 01/08/2026 . |REDEMPTION 100.0000 . 23,746 | 23,746 | 0 . 07/08/2036 . [1.G FE ..
..97806*-AG-7 |WOLVERINE POWER SUPPLY COOPERA SECURED C .... . 03/10/2026 . |REDEMPTION 100.0000 . 25,000 |. 25,000 |. 0 . 09/10/2045 . (1.
..72008P-9A-6 | PLENARY HEALTH NORTH BAY FINCO SECURED C .... . 03/13/2026 . | REDEMPTION 100.0000 . 11,502 |. 0 . 03/13/2040 . (2.
..G2735%-AA-9 | GREAT ROLLING STOCK COMPANY LT SEC CORP_ .... . 03/31/2026 . |REDEMPTION 100.0000 ....... |.... ...45,025 |.... .0 . , . . 11/30/2027 . (2.B ........
..K8553*-AA-0 | SCANDLINES APS SEC CORP_BND ~ 2.550% 09/ .... . 01/02/2026 . |REDEMPTION 100.0000 . .0 . 388 855 |.. . 09/30/2028 . (2.B FE .
. 000000-00-0 | SUMMARY ADJUSTMENT ..........cevvnnnninnnnnnnnnnnes . 03/31/2026 . | VARIOUS ...oovvvviiiiiiiiiiiiiieeees .0 .. ....310 .. . 04/01/2026 . |2.B 7 .....
0089999999. Subtotal - issuer credit obligations - corporate bonds (unaffiliated) 11, 071 860 11,155,818 10,980,541 11,041,673 0 11,047,972 XXX XXX
..749860-AT-8_JRREEF AMERICA || LOWER REIT LL SENIOR CO .... [. 01/05/2026 . [MATIRITY ...ovvovevverrriersiiaennes | TR A 2,400,000 |........ 2,400,000 |........ 2,501,210 |........ 2,400,137 0 Jooeeeeeee (187 |0 e 2,400,000 . 01/05/2026 . [1.G ........
0169999999. Subtotal - issuer credit obligations - bonds issued by funds representing operating
entities (unaffiliated) 2,400,000 2,400,000 2,501,210 2,400,137 0 (137) 0 (137) 0 2,400,000 0 0 0 44,760 XXX XXX
0489999999. Total - issuer credit obligations (unaffiliated) 33,734,868 33,818,826 33,119,067 33,678,822 0 32,487 0 32,487 (10,553) 33,710,980 10,229 2,07 33,200 377,064 XXX XXX
0499999999. Total - issuer credit obligations (affiliated) 0 0 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
0509999997. Total - issuer credit obligations - Part 4 33,734,868 33,818,826 33,119,067 33,678,822 0 32,487 0 32,487 (10,553) 33,710,980 10,229 22,971 33,200 377,084 | XXX XXX
0509999998. Total - issuer credit obligations - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
0509999999. Total - issuer credit obligations 33,734,868 33,818,826 33,119,067 33,678,822 0 32,487 0 32,487 (10,553) 33,710,980 10,229 22,971 33,200 377,084 | XXX XXX
.-38374C-CC-3 | GOVERNNENT NATIONAL WORTGAGE A SENIOR AG .... |- 03/01/2026 . | PAYDOIN ... 0 |- 1,011 | 00/20/2033 . [T.A ........
..3837401-NC-0 [ GOVERNMENT NATIONAL MORTGAGE A SENIOR AG ... |- 03/01/2026 . [PAYDOWN . 0 . 12/20/2035 . 1.4 .
..38381A-FV-3 [ GOVERMENT NATIONAL HORTGAGE A SENIOR AG ... |. 03/01/2026 . [PAYDOIN .. .0 .. . 10/20/2048 . [1.A ........
1019999999. Subtotal - asset-backed securmes - financial asset- backed securities - self I|qU|dat|ng -
agency residential mortgage-backed securities - guaranteed (exempt from RBC) 415,173 0 0 0 XXX XXX
..3132AC-S7-6 | FEDERAL HOME LOAN MORTGAGE COR POOL# ZTO .... [. 03/01/2026 . |PAYDOIN ... .. 10,280 .0 . 0 0 . 07/01/2048 . [1.A ........
.. 3132DN-2I{-2 | FEDERAL HOME LOAN MORTGAGE COR POOL# SD1 .... [. 03/01/2026 . | PAYDOIN . 54,648 , K 0 0| , 0| . 10/01/2052 . [1.A .
.. 31320N-S7-9 | FEDERAL HOME LOAN MORTGAGE COR POOL# SD1 .... [. 03/01/2026 . |PAYDOIN . .. 413,925 413, ..402,042 |. 0 0| 413,925 0| . 08/01/2052 . [1.A .
..31320N-XL-2 | FEDERAL HOME LOAN MORTGAGE COR POOL# SD1 .... [. 03/01/2026 . |PAYDOIN ... .... 216,101 215,933 |.... .0 . 0 216,101 |.. 0 . 09/01/2052 . [1.A ........
..31320V-7C-3 | FEDERAL HOME LOAN MORTGAGE COR POOL# SD8 .... [. 03/01/2026 . |PAYDOIN ... ...20,957 ...22,031 |.... .0 . 0 ..20,957 |.. 0 . 09/01/2050 . [1.A ........
..3132DW-NF-6 | FEDERAL HOME LOAN MORTGAGE COR POOL# SD8 .... [. 03/01/2026 . | PAYDOIN ... ...66,831 ...65,139 |.... .0 .. .0 .. ..66,831 .0 .. . 01/01/2055 . [1.A ........
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..3133A6-TL-5 |FEDERAL HOME LOAN MORTGAGE COR POOL# QBO .... [. 08/01/2026 . |PAYDONN ......ccoooiiiiiiiiiiiiiiiies oo e, 9,97 ....9,971 s ...10,771 |.... 0 e (799) | 0 ..9,0M 0 e .0 ....51 |.06/01/2050 . [1.A ........
..3133A7-PJ-2 | FEDERAL HOME LOAN MORTGAGE COR POOL# QB1 .... [. 03/01/2026 . |PAYDONN . 57,5% 57,504 62,679 62,200 |. 0 . (4,615) 0| 57,5% 0| 178 |. 07/01/2050 . |1.A .
..3133B0-RI-5 | FEDERAL HOME LOAN MORTGAGE COR POOL# QD3 .... [. 03/01/2026 . |PAYDONN . 78,789 78,789 82,500 82,277 |. 0 ..(3,489) 0| 78,789 0| . 12/01/2051 . [1.A .
..31359T-Z4-3 | FANNIE MAE FNMA_98-39 SENIOR AGENCY_CMO ..... . 03/01/2026 . |PAYDOIN . 7.2 7,221 8,1% |. 7,388 | 0 0| 7,221 0| . 06/20/2028 . 1.A .
..3136AP-VL-3 | FNMA_15-59B SENIOR AGENCY_CMO _15-59B ... . 03/01/2026 . | PAYDOUN . 92,124 92,124 80,062 |. 84,503 |. 0 0| 92,124 0| . 08/25/2045 . [1.A .
..3136BP-JF-9 | FEDERAL NATIONAL MORTGAGE ASSO SENIOR AG . 03/25/2026 . | PAYDOUN . ..608,183 . 608,183 ..606,948 |. ..606,421 |. 0 0| 608,183 0| . 11/25/2062 . [1.A .
..3136BU-2D-1 |FEDERAL NATIONAL MORTGAGE ASSO SENIOR AG .... [. 03/25/2026 . |PAYDOIN . .. 832,067 ..832,067 ..833,107 |. ..832,429 |. 0 0| .832,067 0| . 03/25/2055 . 1.A .
..3136BI-Y6-7 | FEDERALNAT |ONALMORTGAGEASSO SENIOR AGENC .... [. 03/25/2026 . |PAYDOIN ... 919,665 920,149 |.... .0 . 0 0 . 08/25/2085 . [1.A ........
..3137A3-4X-4 | FREDDIE MAC FHLMC_3763 SENIOR AGENCY_CMO .... [. 03/01/2026 . |PAYDOIN ... 249, .0 . 0 0 .0 . 11/15/2040 . [1.A ........
..3137B5-4G-5 |FHLMC_42-59 SENIOR AGENCY_CMO _42-59 3 .... . 03/01/2026 . |PAYDOIN . 17,490 |. 0 0| 0| . 08/15/2041 . [1.A .
..3137FE-SA-9 | FREDDIE MAC FHLMC_47 SENIOR AGENCY_CMO _ .... [. 03/01/2026 . | PAYDOIN . .. 298, ..2%8, ..305, ..302,967 |. 0 0| .298, 0| . 08/15/2047 . [1.A .
..3137HH-CM-1 | FEDERALHOMELOANMORTGAGECOR SENIOR AGENCY ... |. 03/25/2026 . | PAYDOIN ... ,005,768 ..1,005,768 .. 1,013,311 |.... .0 . ...0 |........ 1,006,768 |.. 0 . 11/25/2064 . [1.A ........
..3137HJ-AU-1 | FEDERAL HOME LOAN MORTGAGE COR SENIOR AG .... [. 03/25/2026 . |PAYDOIN ... ,200,283 |........ 1,200,283 |........ 1,205,534 |........ 1,204,555 |.... .0 . 0 e 1,200,283 |.. 0 . 10/25/2054 . [1.A ........
..3137HK-GX-6 | FREDDIE MAC REMICS FHR_5517 SENIOR AGENC .... [. 03/25/2026 . |PAYDOIN . ,512,861 ..1,612,861 1,614,752 |. 1,513,517 | 0 0| .1,512,861 0| . 03/25/2055 . [1.A .
..3137HK-XR-0 | FEDERAL HOME LOAN MORTGAGE COR SENIOR AG .... [. 03/25/2026 . | PAYDOIN . ,358,122 ,358, 122 ,359,39% |. ,358,297 |. 0 0| . 1,358,122 0| . 03/25/2055 . [1.A .
..31392-7B-0 | FHLMC STRUCTURED PASS THROUGH SENIOR AGE .... . 03/01/2026 . |PAYDOIN . .6,924 7,977 .8,188 |. 0 0| . 6,924 0| . 09/25/2043 . 1.A .
..313930-BD-0 | FREDDIE MAC FHLMC_2640 SENIOR AGENCY_CMO .... [. 03/01/2026 . |PAYDOIN . , 16,109 14,981 |. 15,763 |. 0 0| 16,109 0| . 07/15/2083 . [1.A .
..31394D-E4-8 | FANNIE MAE FNMA_05-53 SENIOR AGENCY_CMO ..... . 03/01/2026 . |PAYDOIN . .. 225,804 ..225,804 ..219,100 |. ..223,078 |. 0 0| .225,804 0| . 06/25/2035 . 1.A .
..31394V-E8-9 | FANNIE MAE FNMA_06-2 SENIOR AGENCY CMO _ .... [. 03/01/2026 . | PAYDOIN . 42,254 42,254 42,811 |. 42,315 |. 0 0| 42,254 0| . 02/25/2036 . [1.A .
..31395P-PE-6 | FREDDIE MAC FHLMC_2948 SENIOR AGENCY_ CMO ... |- 03/01/2026 . | PAYDOWN . 98,628 98,628 95,766 |. 97,541 |. 0 0| 98,628 0| . 03/15/2035 . 1.A .
..31395R-2E-7 | FREDDIE MAC FHLMC_2949 SENIOR AGENCY_CMO .... [. 03/01/2026 . |PAYDOIN . 63,366 63,366 61,665 |. 62,702 |. 0 0| 63,366 0| . 03/15/2035 . [1.A .
..31396C-3Y-4 | FREDDIE MAC REFERENCE REMIC -T SENIOR AG .... [. 03/01/2026 . |PAYDOIN . 71,265 71,265 65,965 |. 69,648 0 0| 71,265 0| . 10/15/2035 . [1.A .
..31396C-LG-3 |FREDDIE MAC FHLMC_3054 SENIOR AGENCY CMO .... [. 03/01/2026 . |PAYDOIN . 73,430 73,430 71,451 |. 72,706 0 0| 73,430 0| . 10/15/2035 . [1.A .
..31396E-25-8 | FREDDIE MAC FHLMC_3062 SENIOR AGENCY_CMO .... [. 03/01/2026 . |PAYDOIN . 88,613 88,613 85,505 |. 87,626 |. 0 0| 88,613 0| . 11/15/2035 . [1.A .
..31396F-GZ-0 | FREDDIE MAC FHLMC_3073 SENIOR AGENCY_CMO .... [. 03/01/2026 . |PAYDOIN . .. 193,482 .. 193,482 ..187,655 |. ..191,362 |. 0 0| .193,482 0| . 11/15/2035 . [1.A .
..31396H-AL-3 | FREDDIE MAC FHLMC_5 SENIOR AGENCY_CMO _5 .... [. 03/01/2026 . |PAYDOIN . .. 250,773 ..250,773 ..236,658 |. ..246,272 |. 0 0| .260,773 0| . 02/15/2036 . 1.A .
..31398G-QR-3 | FANNIE MAE FNMA_09-111 SENIOR AGENCY CMO .... [. 03/01/2026 . | PAYDOIN . 25,368 25,368 21,011 |. 23,749 |. 0 0| 25,368 0| . 01/25/2040 . [1.A .
..3140J5-40-9 | FEDERAL NATIONAL MORTGAGE ASSO POOL# BM1 .... [. 03/01/2026 . |PAYDOIN . . 2,563 |. 2,544 | 0 0| .2,35% 0| . 09/01/2047 . (1.A .
..3140J9-FU-0 | FEDERAL NATIONAL MORTGAGE ASSO POOL# BM4 .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 11/01/2048 . [1.A ........
..3140MP-50-0 | FEDERAL NATIONAL MORTGAGE ASSO POOL# BV .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 05/01/2052 . [1.A ........
..3140X7-RU-5 | FEDERAL NATIONAL MORTGAGE ASSO POOL# FM4 .... [. 03/01/2026 . | PAYDONN . 0 0| 0| . 10/01/2049 . [1.A .
..3140X7-YR-4 | FEDERAL NATIONAL MORTGAGE ASSO POOL# FM4 .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 09/01/2050 . 1.A .
..3140X8-JJ-7 | FEDERAL NATIONAL MORTGAGE ASSO POOL# FM4 .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 11/01/2050 . [1.A ........
..31418D-SH-6 | FEDERAL NATIONAL MORTGAGE ASSO POOL# MA4 .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 09/01/2050 . [1.A ........
..31418D-SJ-2 | FEDERAL NATIONAL MORTGAGE ASSO POOL# MA4 .... [. 03/01/2026 . | PAYDONN . 0 0| 0| . 09/01/2050 . [1.A .
.. 36563P-JG-5 | SEASONED CREDIT RISK TRANSFER SENIOR AGE .... [. 03/01/2026 . | PAYDOIN .. 0. 0. .0 . . 07/25/2058 . [1.A ........
1039999999. Subtotal - asset-backed securltles - financial asset-| backed securities - self I|qU|dat|ng -
agency residential mortgage-backed securities - not/partially guaranteed (not exempt from RBC) 10,462, 156 10,447,277 10,391,025 8,491,521 0 28,179 0 0 0 XXX
..03466F-AC-1 | ANGEL OAK MORTGAGE TRUST AOMT SENIOR WHO .... [. 03/25/2026 . | PAYDONN 0 0 0 . 10/25/2070 . (1.
..034942-AA-0 | ANGEL OAK MORTGAGE TRUST AOMT SENIOR WHO .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 01/25/2069 . (1.
..04544Q-AD-9 | ASSET BACKED SECURITIES CORP H SENIOR AB .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 11/25/2036 . (1.
..04544T-AA-9 | ASSET BACKED SECURITIES CORP H SENIOR AB .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 05/25/2037 . (1.
..07386R-AC-3 |BEAR STEARNS ASSET BACKED SECU SENIOR AB .... [. 03/25/2026 . |PAYDOIN ... .0 . 0 0 . 02/25/2037 . (1.
..073871-AC-9 |BEAR STEARNS ALT-A TRUST BALTA SUPSEN IlH .... [. 03/25/2026 . |PAYDOIN ... .0 . 0 0 . 08/25/2036 . (1.
..07401J-AA-6 |BEAR STEARNS MORTGAGE FUNDING SUPSEN WHO .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 12/25/2036 . (1.
..07401M-AG-6 |BEAR STEARNS MORTGAGE FUNDING SUPSEN WHO .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 02/25/2037 . (1.
..10568K-AA-6 | BRAVO RESIDENTIAL FUNDING TRUS SENIOR WH .... [. 01/01/2026 . |PAYDOIN ... .0 . 0 0 . 11/25/2061 . (1.
..10568K-AA-6 | BRAVO RESIDENTIAL FUNDING TRUS SENIOR WH .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 11/25/2061 . (1.
..10569F-AA-6 | BRAVO RESIDENTIAL FUNDING TRUS SENIOR WH .... [. 03/01/2026 . |PAYDOIN . , , , K , K 0 0| , 0| . 09/25/2061 . (1.
..10569V-AC-7 |BRAVO RESIDENTIAL FUNDING TRUS WHOLE_CMO .... [. 03/01/2026 . |PAYDOIN . . 129 497 ..129 497 130 468 |. ..130,432 | 0 0| .129,497 0| . 12/25/2064 . (1.
..105927-AC-1 |BRAVO RESIDENTIAL FUNDING TRUS SENIOR WH .... [. 03/01/2026 . |PAYDOIN . 23,703 23,703 23,703 |. 23,703 |. ...0 ] 0 0| 23,703 0| . 03/25/2065 . (1.
..12566U-AD-6 | CITIMORTGAGE ALTERNATIVE LOAN SUPSEN WHO .... [. 03/01/2026 . |PAYDOIN . .. 252,505 ..338,993 ..303,448 |. ..322,759 |. .. (70,254) |. 0 0| .252,505 0| . 02/25/2037 . (3.
..126481-AE-2 | CREDIT SUISSE MORTGAGE CAPITAL SENIOR WH .... [. 03/01/2026 . |PAYDOIN . 18,661 18,661 .9,197 | 0 0| 18,661 0| . 03/29/2038 . (1.
.. 12659Y-AA-2 | COLT MORTGAGE LOAN TRUST COLT SENIOR WHO .... [. 03/01/2026 . |PAYDOIN ... .. 26,008 ...26,008 ...26,008 |.... 0. .0 . ..26,008 |.. 0. . 02/01/2067 . [1.
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..12660B-AM-3 | CREDIT SUISSE MORTGAGE TRUST C SENIOR WH .... [. 03/01/2026 . |PAYDOIN ... ... 10,182 ...10,182 ...10,182 |.... .0 . 0 ..10,182 |.. 0 e .0 ....57 |. 01/25/2067 . (1.
..12663D-AC-8 | CREDIT SUISSE MORTGAGE TRUST C SENIOR WH .... [. 03/01/2026 . |PAYDOIN . 26,348 26,348 |. 0 0| 0| 0 |. 230 |. 05/25/2067 . (1.
.. 12665W-AC-4 | CREDIT SUISSE MORTGAGE TRUST C SENIOR WH .... [. 03/01/2026 . |PAYDOIN . 20,785 20,785 |. 0 0| 0| 0. 121 . 05/25/2067 . |1.
..12668A-X6-7 | COUNTRYWIDE ALTERNATIVE LOAN T SUPSEN WH .... [. 03/01/2026 . |PAYDOIN . 36,516 |. 0 0| 0| 0 |. 521 |. 01/25/2036 . (1.
..126694-M6-2 | COUNTRYWIDE HOME LOANS CWHL_06 SUPSEN WiH .... . 03/25/2026 . | PAYDOIN . ....464 |. 0 0| 0| 0. . 04/25/2046 . (1.
..16165A-AD-6 | CHASEFLEX TRUST CFLX_07-3 SUPSEN WHOLE_C .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| 0 |. . 07/25/2037 . (1.
..17311L-AB-7 |CITIGROUP MORTGAGE LOAN TRUST SUPSEN WHO .... . 03/01/2026 . | PAYDOIN . 0 0| 0| 0. . 04/25/2037 . (1.
..173138-AA-9 | CITIGROUP MORTGAGE LOAN TRUST SENIOR ABS .... [. 03/25/2026 . |PAYDOIN ... .0 . 0 0 . 05/25/2037 . (1.
..19685E-AA-9 | COLT MORTGAGE LOAN TRUST COLT SENIOR WHO .... [. 01/01/2026 . |PAYDOIN ... .0 . 0 0 . 02/25/2067 . (1.
..19685E-AA-9 | COLT MORTGAGE LOAN TRUST COLT SENIOR WHO .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 02/25/2067 . (1.
..23332U-DB-7 |DSLA MORTGAGE LOAN TRUST DSLA SENIOR WHO .... [. 03/19/2026 . | PAYDOIN . 0 0| 0| . 03/19/2045 . (1.
..23332U-EL-4 |DSLA MORTGAGE LOAN TRUST DSLA SENIOR WHO .... [. 03/19/2026 . |PAYDOIN ... .0 . 0 0 . 08/19/2045 . (1.
..24380X-AA-5 | DEEPHAVEN RESIDENTIAL MORTGAGE SENIOR WH .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 03/25/2067 . (1.
..362334-BQ-6 | GSAA HOME EQUITY TRUST GSAA_06 SENIOR AB .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 03/25/2036 . (1.
..36264E-AG-9 | GS MORTGAGEBACKED SECURITIES T SENIOR WH .... [. 03/01/2026 . | PAYDOIN . 0 0| 0| . 05/25/2062 . (1.
..36831Q-AC-5 | GCAT TRUST GCAT_25-NQME WHOLE_CMO _25-NQ .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 10/25/2070 . (1.
..41161P-ED-1 | HARBORVIEW MORTGAGE LOAN TRUST SENIOR WH .... [. 03/01/2026 . | PAYDOIN . 0 0| 0| . 05/19/2034 . (1.
..41161P-LC-5 |HARBORVIEW MORTGAGE LOAN TRUST SUPSEN WH .... [. 03/19/2026 . |PAYDOIN . 0 0| 0| . 03/19/2035 . (1.
..41161P-MF-7 | HARBORVIEW MORTGAGE LOAN TRUST SUPSEN WH .... [. 03/19/2026 . | PAYDOIN . 0 0| 0| . 06/19/2035 . (1.
..46593Q-AC-2 | JP MORGAN MORTGAGE TRUST JPMMT SENIOR WH .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 06/25/2065 . (1.
..465976-AA-6 | JP MORGAN MORTGAGE TRUST JPMMT SENIOR WH .... [. 03/01/2026 . | PAYDOIN . 0 0| 0| . 07/25/2052 . (1.
..46629B-AC-3 | JP MORGAN MORTGAGE ACQUISITION SENIOR AB .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 08/25/2036 . (1.
..466290-AC-0 | JP MORGAN MORTGAGE ACQUISITION SENIOR AB .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 10/25/2036 . (1.
..46630M-AF-9 | JP MORGAN MORTGAGE ACQUISITION SENIOR AB .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 01/25/2037 . (1.
..525221-HD-2 | LEHMAN XS TRUST LXS_06-2N SUPSEN WHOLE_C .... . 03/01/2026 . | PAYDOIN . 0 0| 0| . 02/25/2036 . (1.
..525226-AN-6 | LEHMAN XS TRUST LXS_06-12N SUPSEN WHOLE_ .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 08/25/2046 . (1.
..525227-AE-4 | LEHMAN XS TRUST LXS_06-GP2 SUPSEN WHOLE_ .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 06/25/2046 . (1.
..52522D-A0-4 | LEHMAN XS TRUST LXS_06-16N SENIOR WHOLE_ .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 11/25/2046 . (1.
..54251P-AA-5 | LONG BEACH MORTGAGE LOAN TRUST SENIOR AB .... [. 03/25/2026 . |PAYDOIN ... .0 . 0 0 . 06/25/2036 . (1.
..55283F-AA-6 | MFRA TRUST MFRA_21-NOM1 SENIOR WHOLE_CMO .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 04/25/2065 . (1.
..617790-AA-1 | MORGAN STANLEY RESIDENTIAL MOR SENIOR WH .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 09/25/2070 . (1.
..64831X-AC-2 |NEW RESIDENTIAL MORTGAGE LOAN SENIOR WHO .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 04/25/2065 . (1.
..64832K-AC-9 | NEW RESIDENTIAL MORTGAGE LOAN SENIOR WHO .... [. 01/01/2026 . |PAYDOIN ... .0 . 0 0 . 10/25/2065 . (1.
..64832K-AC-9 | NEW RESIDENTIAL MORTGAGE LOAN SENIOR WHO .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 10/25/2065 . (1.
..65535V-DB-1 | NOMURA ASSET ACCEPTANCE CORPOR SENIOR WH ..... [. 03/01/2026 . | PAYDOIN . 0 0| 0| . 07/25/2034 . (1.
..66988V-AA-6 | NOVASTAR HOME EQUITY LOAN NHEL SENIOR AB .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 06/25/2036 . (1.
..751150-AA-1 |RESIDENTIAL ACCREDIT LOANS INC SUPSEN IiH .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 09/25/2046 . (1.
..751150-AD-5 |RESIDENTIAL ACCREDIT LOANS INC SUPSEN WiH .... [. 03/01/2026 . |PAYDOIN ... .0 . 0 0 . 09/25/2046 . (1.
..75115H-AB-2 | RESIDENTIAL ACCREDIT LOANS INC SENIOR WH .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 12/26/2036 . (1.
..76116R-AA-9 | RESVAE MORTGAGE LOAN TRUST RSM SENIOR AB .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 02/25/2036 . (1.
..784330-AA-3 | SG RESIDENTIAL MORTGAGE TRUST SENIOR WHO .... [. 03/01/2026 . | PAYDOIN . 0 0| 0| . 03/25/2062 . (1.
..85573U-AA-9 | STARWOOD MORTGAGE RESIDENTIAL SENIOR WHO .... [. 03/01/2026 . |PAYDONN . 0 0| 0| . 02/25/2067 . (1.
..86359D-UT-2 | LEHMAN XS TRUST LXS_05-5N SENIOR WHOLE_C .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 11/25/2035 . (1.
..86350L-0M-4 | STRUCTURED ASSET MORTGAGE INVE SUPSEN WH .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 03/25/2046 . (1.
..86362X-AP-3 | STRUCTURED ASSET MORTGAGE INVE SUPSEN WH .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 01/25/2037 . (1.
..86363D-AA-9 | STRUCTURED ASSET MORTGAGE INVE SUPSEN WH .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 02/25/2037 . (1.
..863631-AG-4 | STRUCTURED ASSET SECURITIES CO SENIOR AB .... . 03/25/2026 . |PAYDOIN . 0 0| 0| . 05/25/2047 . (1.
..92538F-AA-2 | VERUS SECURITIZATION TRUST VER SENIOR WH .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 02/25/2066 . (1.
..92538I-AA-5 | VERUS SECURITIZATION TRUST VER SENIOR WH .... [. 03/01/2026 . |PAYDOIN . 0 0| 0| . 01/25/2067 . (1.
..93364E-AE-4 | WAMU ASSET-BACKED CERTIFICATES SENIOR AB .... [. 03/25/2026 . |PAYDOIN . 0 0| 0| . 05/25/2037 . (1.
..93364E-AF-1 | WAMU ASSET-BACKED CERTIFICATES SENIOR AB .... [. 03/25/2026 . | PAYDOIN ... .. .0 .. .64 ... .0 .. .0 .. . 05/25/2087 . [1.
1059999999. Subtotal - asset-backed securities - financial asset-backed securities - self-liquidating -
non-agency residential mortgage-backed securities (unaffiliated) 1,252,820 1,339,299 1,258,977 1,271,800 0 (18,981) 0 (18,981) 0 1,252,820 0 0 0 11,642 XXX XXX
..05594L-AA-2 [BX TRUST BX_25-JDI LOF SENIOR CMBS _25-J .... [. 01/15/2026 . [PAYDOIN ...vevvvverrreeeneaeencaeans | TR O 43,633 |............ 43,633 |.ooeeeenn. 43,633 [...uvnnneeee 43,633 [.iiiinnnnnnns 0l [ 0l [ 0 Joeeeeeennn 43,633 [oooiiiiiinnn [ 0l [ 187 |. 11/15/2042 . |1.A FE ....
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..05594L-AA-2 | BX TRUST BX_25-JDI LCF SENIOR_CMBS _25-J .... . 02/15/2026 . |PAYDOIN ... ... 78,244 L. T8,244 )............ 78,244 |.... .0 . 0 .. 78,244 |.. 0 e .0 . 11/15/2042 . (1.
..05609T-AC-4 |BX TRUST BX_22-VAMF SUB SUB_CMBS _22-VAM .... [. 02/15/2026 . |PAYDOIN . ..160, 113 ..159,713 |. ..159,713 |. 0 0| 160, 113 0| . 01/15/2039 . (1.
..05609T-AE-0 |BX TRUST BX_22-VAMF SUB SUB_CMBS _22-VAM .... [. 02/15/2026 . | PAYDOIN . .. 422,985 ..421,928 |. ..421,845 |. 0 0| .422,985 0| . 01/15/2039 . (1.
..05609T-AG-5 |BX TRUST BX_22-VAMF SUB SUB_CMBS _22-VAM .... [. 02/15/2026 . |PAYDOIN . 90,810 90,583 |. 89,808 0 0| 90,810 0| . 01/15/2039 . (1.
.. 12433C-AA-3 | BX COMMERCIAL MORTGAGE TRUST B LCF SENIO .... [. 01/15/2026 . | PAYDOIN . 42,056 41,951 | 41,951 | 0 0| 42,056 0| . 08/15/2039 . (1.
..12434G-AA-3 | BX COMMERCIAL MORTGAGE TRUST B LCF SENIO .... [. 03/15/2026 . | PAYDOIN . ..716,009 . 716,009 ..714,219 |. ..709,387 |. 0 0| 716,009 0| . 12/15/2040 . (1.
..12504P-AV-3 | CREDIT SUISSE MORTGAGE TRUST C LCF SENIO .... [. 03/01/2026 . |PAYDOIN . .. 100,330 ..100,330 ..103,339 |. ..100,398 |. 0 0| .100,330 0| . 12/15/2049 . (1.
.. 12635W-AA-5 | COMM MORTGAGE TRUST COMM_16-78 LCF SENIO .... [. 02/01/2026 . |PAYDOIN ... ...... 1,000,000 |........1,000,000 |........ 1,029,922 |........... .0 . ...0 |........1,000,000 |.. 0 . 02/10/2036 . (1.
.. 12635I-AE-7 | COMM MORTGAGE TRUST COMM_16-78 SUB SUB_C .... [. 02/01/2026 . |PAYDONN .....cccooieiiiiiiiiiiiiiiies oo e 1,000,000 |........ 1,000,000 |........ 1,029,279 |........... .0 . 0 e 1,000,000 |.. 0 . 02/10/2036 . (1.
.. 12635W-AG-2 | COMM MORTGAGE TRUST COMM_16-78 SUB SUB_C . 02/01/2026 . | PAYDOUN . . 1,000,000 ..1,000,000 ..1,002,071 |. ..999,211 0 0| .1,000,000 0| . 02/10/2036 . (1.
..61765N-AD-8 | MORGAN STANLEY REREMIC TRUST M MEZZANIN ..... . 03/25/2026 . |PAYDOIN . 16,936 27,338 15,512 |. 18,578 |. 0 0| 16,936 0| . 10/26/2046 . (1.
..64831M-AA-0 | NEW RESIDENTIAL MORTGAGE LOAN SENIOR WHO .... [. 03/01/2026 . |PAYDOIN ... ... 26,370 ...26,370 ...26,271 ...26,370 |.... .0 . 0 ..26,370 |.. 0 . 03/27/2062 . (1.
..872635-AA-5 | TOORAK MORTGAGE TRUST TRK_22-1 SENIOR WH .... [. 03/01/2026 . |PAYDOIN ... ... 37,994 |.... .0 . 0 ..38,075 |.. 0 . 02/25/2057 . (1.
..89616Y-AA-2 | TRICON RESIDENTIAL TRUST TCN_2 LCF SENIO .... [. 03/01/2026 . |PAYDOIN . 2,846 |. 0 0| .2,926 0| . 08/17/2041 . (1.A FE ....
..92258X-AA-1 | VELOCITY COMMERCIAL CAPITAL LO SENIOR IlH .... [. 03/01/2026 . | PAYDOIN ... .. ...91,495 |.... .0 .. .0 .. ..91,908 |.. .0 .. . 02/25/2052 . [1.A FE ....
1079999999. Subtotal - asset-backed securities - financial asset-backed securities - self-liquidating -
non-agency commercial mortgage-backed securities (unaffiliated) 4,830,395 4,840,797 4,888,861 4,820,638 0 0 4,830,395 0 XXX XXX
..054977-AB-9 |BHG SECURITIZATION TRUST BHG_2 SUB ABS_A .... [. 03/17/2026 . |PAYDON ...........coeeeeeeeiennnnnns |oevenennnnnnnnnnnnns |-, 383,668 |...........383,668 |........... 383,642 [.......... 383,642 0 0 s 383,668 0 . 02/17/2035 . [1.A FE ..
..28165A-AA-7 | EDVESTINU PRIVATE EDUCATION LO SENIOR AB .... [. 03/25/2026 . |PAYDOIN ... , ....5,317 |.... , .0 . 0 ...5,452 |.. 0 . 11/25/2040 . [1.A FE ..
..28628C-AA-4 |ELFI GRADUATE LOAN PROGRAM ELF SENIOR AB .... [. 03/25/2026 . |PAYDOIN . 29,103 29,102 |. 29,102 |. 0 0| 29,103 0| . 08/26/2047 . [1.A FE ..
..35042T-AA-0 | FOUNDATION FINANCE TRUST FFIN SENIOR ABS .... . 03/15/2026 . | PAYDOIN . ..101,830 . 101,827 |. . 101,827 |. 0 0| 101,830 0| . 08/15/2052 . [1.A FE ..
..38150Y-AA-1 | GOLDMAN HOME IMPROVEMENT TRUST SENIOR AB .... [. 03/25/2026 . |PAYDOIN ... ...24,455 ...24,187 |.... .0 . 0 .. 24,455 |.. 0 . 06/25/2052 . [1.A FE ...
..38237J-AA-1 | GOODLEAP SUSTAINABLE HOME SOLU SENIOR AB .... [. 03/20/2026 . |PAYDOIN ... ...18,015 |.... .0 . 0 ..18,019 |.. 0 . 01/20/2049 . [1.F FE ...
..38237K-AA-8 | GOODLEAP SUSTAINABLE HOME SOLU SENIOR AB .... [. 03/20/2026 . |PAYDOIN . .5,606 |. 0 0| . 5,659 0| . 04/20/2049 . [2.C FE ...
..530480-AA-4 | LOANPAL SOLAR LOAN LTD LPSLT_2 SENIOR AB .... . 03/20/2026 . |PAYDOIN . 27,339 |. 0 0| 27,363 0| . 03/20/2048 . [1.D FE ...
..61945L-AA-1 | MOSAIC SOLAR LOANS LLC MSAIC_1 SENIOR AB .... [. 03/20/2026 . |PAYDOIN . 12,224 |. 0 0| 11,676 0| . 09/20/2040 . [1.A FE ...
..61946F-AA-3 | MOSAIC SOLAR LOANS LLC MSAIC_1 SENIOR AB .... [. 03/20/2026 . | PAYDOIN . 18,016 |. 0 0| 17,267 0| . 06/22/2043 . [1.D FE ...
..619460-AA-9 | MOSAIC SOLAR LOAN TRUST MSAIC SENIOR ABS .... . 03/20/2026 . |PAYDOIN . 22,022 |. 0 0| 22,713 0| . 01/20/2053 . [1.D FE ...
..63942E-AA-6 | NAVIENT PRIVATE EDUCATION REFI SENIOR AB .... [. 03/15/2026 . | PAYDOIN . , , , K 40,289 |. 0 0| 45,104 0| . 12/16/2069 . [1.A FE ...
..64032B-AA-1 | NELNET STUDENT LOAN TRUST NSLT ABS_ABS _ .... [. 03/15/2026 . |PAYDOIN . .. 204,723 ..204,723 ..204,672 |. ..204,675 |. 0 0| .204,723 0| . 05/15/2085 . [1.A FE ..
..68267H-AA-5 | ONEMAIN FINANCIAL [SSUANCE TRU SENIOR AB .... . 03/14/2026 . |PAYDOIN . .. 267,486 ..267,486 ..267,440 |. ..267,457 |. 0 0| .267,486 0| . 05/14/2035 . [1.A FE ..
..75907D-AB-3 |REGIONAL MANAGEMENT ISSUANCE T SUB ABS_A .... [. 03/15/2026 . |PAYDOIN . 51,462 51,462 51,457 |. 51,459 |. 0 0| 51,462 0| . 03/15/2032 . [1.A FE ..
..78443C-BP-8 | SLM STUDENT LOAN TRUST SLMA_04 SENIOR AB .... . 03/16/2026 . |PAYDOIN . .. 180,192 ..180, 192 ..175,236 |. . 178,976 |. 0 0| .180,192 0| . 09/15/2033 . [1.A FE ..
..78449C-AA-6 | SMB PRIVATE EDUCATION LOAN TRU SENIOR AB .... [. 03/15/2026 . |PAYDOIN . 77,342 77,342 77,340 | 77,340 | 0 0| 77,342 0| . 05/16/2050 . [1.A FE ..
..78450F-AE-7 | SMB PRIVATE EDUCATION LOAN TRU SUB ABS_A .... [. 03/15/2026 . | PAYDOIN . 14,283 14,283 14,277 |. 14,278 |. 0 0| 14,283 0| . 11/16/2054 . [1.F FE ..
..83207Q-AA-7 | SMB PRIVATE EDUCATION LOAN TRU SENIOR AB .... [. 03/15/2026 . |PAYDOIN . 63,59 63,595 63,574 |. 63,574 |. 0 0| 63,59 0| . 07/15/2063 . [1.A FE ..
..83207V-AA-6 | SMB PRIVATE EDUCATION LOAN TRU SENIOR AB .... [. 03/15/2026 . | PAYDOIN . 50,239 50,239 |. 50,239 |. 0 0| 50,239 0| . 03/16/2054 . [1.A FE ..
..850220-AP-9 | SPRINGCASTLE SPV SCFT_20-AA SENIOR ABS_A .... [. 03/25/2026 . |PAYDOIN . 82,688 82,684 |. 82,684 |. 0 0| 0| . 09/25/2037 . [1.A FE ..
..86745A-AA-4 | SUNNOVA HEL10S VI11 ISSUER LLC SENIOR AB .... [. 03/20/2026 . | PAYDOIN ... o .. 16,916 ..16,654 |............16,728 |.... .0 .. .0 .. .0 .. . 02/20/2049 . [1.D FE ..
1119999999. Subtotal - asset-backed securities - financial asset-backed securities - self-liquidating -
other financial asset-backed securities - self-liquidating (unaffiliated) 1,701,235 1,701,235 1,691,173 1,695,039 0 6,191 0 6,191 0 1,701,235 0 0 0 11,379 XXX XXX
..36271V-AB-3 [ GM FINANCIAL AUTOMOBILE LEASIN SENIOR AB ... [. 03/20/2026 . [PAYDOIN ...veerverereeeneaaneaens | DT PO 434,945 |........... 434,945 |........... 434,944 |........... 434,944 oovvvvennnnns 0 Joeeeeeiieenns [ 0 Joeeeeeieeenn [ [V PO 434,945 |t [ 0 Joeeeeeiieenn [ 3,325 |. 05/20/2027 . |1.A FE ....
1519999999. Subtotal - asset-backed securities - non-financial asset-backed securities - practical
expedient - lease-backed securities - practical expedient (unaffiliated) 434,945 434,945 434,944 434,944 0 0 0 0 0 434,945 0 0 0 3,325 XXX XXX
..233046-AL-5 ] DB MASTER FINANCE LLC DNKN_19 SENIOR ABS .... [. 02/20/2026 . [PAYDOIN ....oeoveveoverisieeninannns | TR P 5,000 |............. 5,000 |..oooeennns 5,000 |...oooeennns 5,000 |..oooeeeennnns [ PP 0 fooeiinnnnees [ PP 0 foooiinnnnees [ PP 5,000 |....ooevnnnnns 0 fooeiinnnnnees [ PP [ 54 |. 05/20/2049 . [2.B FE ....
1539999999. Subtotal - asset-backed securities - non-financial asset-backed securities - practical
expedient - other non-financial asset-backed securities - practical expedient (unaffiliated) 5,000 5,000 5,000 5,000 0 0 0 0 0 5,000 0 0 0 54 XXX XXX
1889999999. Total - asset-backed securities (unaffiliated) 19,101,724 19,183,726 19,058, 150 17,121,711 0 37,552 0 37,552 0 19,101,724 0 0 0 147,383 | XXX XXX
1899999999. Total - asset-backed securities (affiliated) 0 0 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
1909999997. Total - asset-backed securities - Part 4 19,101,724 19,183,726 19,058, 150 17,121,711 0 37,552 0 37,552 0 19,101,724 0 0 0 147,333 XXX XXX
1909999998. Total - asset-backed securities - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE D - PART 4

Show All Long-Term Bonds and Stocks Sold, Redeemed or Otherwise Disposed of During the Current Quarter

1 2 3 4 5 6 7 8 9 Change In Book/Adjusted Carrying Value 15 16 17 18 19 20 21
10 1 12 13 14 NAIC
Desig-
nation,
NAIC
Total Total Desig-
Current |Change in| Foreign Bond nation
Year's Book/ | Exchange Book/ Interest/ Modifier
Prior Year Current |Other Than| Adjusted |Change in| Adjusted Foreign Stock Stated and
Book/ Unrealized| Year's |Temporary| Carrying Book Carrying | Exchange | Realized Dividends Con- SiYe}
CuUsIP Number of Adjusted | Valuation | (Amor- |Impairment| Value | /Adjusted | Value at Gain Gain  |Total Gain| Received | tractual | Admini-
Ident- Disposal Name Shares of Consid- Actual Carrying Increase/ | tization)/ | Recog- [ (10+11-| Carrying Disposal | (Loss)on | (Loss)on | (Loss)on During Maturity | strative
ification Description Date of Purchaser Stock eration Par Value Cost Value (Decrease)| Accretion nized 12) Value Date Disposal | Disposal | Disposal Year Date Symbol
1909999999. Total - asset-backed securities 19,101,724 19,183,726 19,058, 150 17,121,711 0 37,552 0 37,552 0 19,101,724 0 0 0 147,333 XXX XXX
2009999999. Total - issuer credit obligations and asset-backed securities 52,836,592 53,002,552 52,177,217 50,800,533 0 70,039 0 70,039 (10,553) 52,812,704 10,229 22,971 33,200 524,397 XXX XXX
4509999997. Total - preferred stocks - Part 4 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
4509999998. Total - preferred stocks - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
4509999999. Total - preferred stocks 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
5989999997. Total - common stocks - Part 4 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
5989999998. Total - common stocks - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
5989999999. Total - common stocks 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
5999999999. Total - preferred and common stocks 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
6009999999 - Totals 52,836,592 XXX 52,177,217 50,800,533 0 70,039 0 70,039 (10,553) 52,812,704 10,229 22,971 33,200 524,397 XXX XXX
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date  |Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion Item Exposure | Entity (b)
0079999999. Subtotal - purchased options - hedging effective excluding variable annuity guarantees under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0] XXX XXX
0149999999. Subtotal - purchased options - hedging effective variable annuity guarantees under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0] XXX XXX
CALL OPTION JPMORGAN
AUG30SPXC@560 |Index Linked Equity/Inde [ CHASE BANK ~ 7HBGLXDRUGQFU |09/24/2024|08/16/2030
0 BHF4HQ5Y3 ..... Annuities ............. Exh5 ....... Xevernerrnnans NA. s S7RNEI7 .ocovvvvenen fovvvnee foeeeeee eeeiiins 200|...... 1,117,424(............ 5600]|....... 303,349 |cceviinns [0 O (0] PO 420,794 [...oeviiis | 420,794 |....... (50,372).ceueeeeennnnns [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
SEP30SPXC@5600 JPMORGAN
09/20/2030 5600. | Index Linked Equity/Inde [ CHASE BANK ~ 7HBGLXDRUGQFU | 10/16/2024|09/20/2030
CALL BHF4KFXLO |Annuities ............. Exh5 ....... Xewaereernnnnnn NA. s S7RNEIJ7 .ovvvvvvnen v foeeeeee e 382|...... 2,137,968|............ 5600]|....... 640,346 |..ccevuunnnnnenn [0 O (0] U 812,879 .ccvveees feens 812,879|....... (96,474 )...cccvveennnnnn [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
SEP30SPXC@5800
09/20/2030 5800. JPMORGAN
CALL BHF4KSTX1 |Index Linked Equity/Inde | CHASE BANK  7HBGLXDRUGQFU |10/16/2024|09/20/2030
........................... Annuities ............. [Exh5 o[ X INAAL s BTRNEST7 il | eiiieee... 2511......1,457,482|............. 5800.......395,096 |................ O].eeeeeeee. 0}.......503,678 | ........... [.......503,678|....... (61,922)......cccceeeee. Ofeurrrrnnnnnnnn O O, Of et {0005
CALL OPTION
OCT30SPXC@580
0 10/18/2030 5800. JPMORGAN
CALL BHF4LUCB1 |Index Linked Equity/Inde [ CHASE BANK  7H6GLXDRUGQFU |10/31/2024|10/18/2030
........................... Annuities ............. [Exh5 .| Xeeeeeeen [NLAL L. B7TRNES7 L [ eeeennnn. 404......2,342,678|............ 5800.......629,296 |................ O|................ 0].......816,353] ........... |.......816,353]....... (99,627 )......cceeveee. O eerrreeeeeee. O O, O el ] 0005
CALL OPTION
OCT30SPXC@600 GOLDMAN
0 10/18/2030 6000. SACHS
CALL BHF4MZLV5 [|ndex Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN |11/20/2024]|10/18/2030
........................... ANNUIties .....ccceee. |EXD S oo [ Xevoiviinies |Lveiiiiiiiiiiienee.. BBBK528 o [, eieeeeee 122]........ 733,020]............ 6000 ....... 194,049 |.......coceee. Ol 0]..00..232,148 | o [100200.232,148 ... (29,227 ). O O O O el [0005 e
CALL OPTION
NOV30SPXC@580 GOLDMAN
0 11/15/2030 5800. SACHS
CALL BHF4MZSH9 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |11/20/2024|11/15/2030
........................... Annuities ............. [Exh5 .| Xeeeioiiis (L. BBBK528 L [ e 192[......1,116,442)............... 5800.......328,866 |.........cce0e.. Ofeceeeeeennnnen. 0.......392,246 | ........... |.......392,246|....... (47,528)....cccceeveee. O e O O, O el ] 0005
CALL OPTION
NOV30SPXC@600 GOLDMAN
0 11/15/2030 6000. SACHS
CALL BHF4MZSJ5 [Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN |(11/20/2024]|11/15/2030
........................... Annuities ............. [Exh5 o[ X L. BBBK528 L.l | s ...cceee... 235]......1,410,300|............ 6000.......376,937 |......00vvvveen. O 0.......450,674 | ........... |.......450,6 74 |....... (56,296)........ccceeee. Ofeurrrrrrrnnnncns O O Of
CALL OPTION
APR25COJ5C@130
NOV30SPXC@600
0 BHF4PV0J1 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |12/19/2024|11/15/2030
2030-11-18 .......... Annuities ............. Exh 5 ....... Xevrerreenreens INTL. PLC ........ F3BB653 ..cccoveee foevviee o i 327|...... 1,962,180............ 6000....... 719,920 |.....cuene 464 | (0] ROV 632,978 (M. [ 632,978....... (79,365)....c.cccuunne. (0] N (465).....cccuenne. (0] PR (0] RN 0005 ..........
CALL OPTION
APR25COJ5C@130
DEC30SPXC@6000
BHF4PV0Q5 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |12/19/2024|12/20/2030

2030-12-23 .......... Annuities ............. Exh5....... Xewerassnnnnan INTL.PLC ........ F3BB653 ....oovvveene foreweee ferirn s 246|...... 1,477,620(............ 6000]....... 592,647(............. 378 i 0f....... 482,465|"......... |....... 482,465]....... (59,950)....ccvvinnes (o] PO [(C1£:) PP (0] P Of s 0005 ..........




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Description

Exchange, Counterparty
or Central Clearinghouse

6

Trade
Date

7

Date of
Maturity

or

Expiration

8

Number

of

Contracts

9

Notional
Amount

10

Strike
Price,
Rate or
Index
Received
(Paid)

11

Cumulative
Prior
Year(s)
Initial Cost
of Un-
discounted
Premium
(Received)
Paid

12

Current
Year Initial
Cost of

Un-

discounted
Premium
(Received)
Paid

15

Code

Fair Value

Unrealized

Valuation
Increase/

(Decrease)

22

Credit
Quality
of
Refer-
ence
Entity

23

Hedge
Effectiveness|
at Inception
and at
Quarter-end

(b)
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CALL OPTION
FEB26RTYC@2900
DEC30SPXC@6000|
BHF4R3XW6
Premium at Maturity
2030-12-23 ..........
CALL OPTION
FEB26RTYC@2900
DEC30SPXC@5800
BHF4R3ZU8
Premium at Maturity
2030-12-23 ..........
CALL OPTION
FEB26RTYC@2900
JAN31SPXC@5800
BHF4RULH2
Premium at Maturity
2031-01-21 ..........
CALL OPTION
FEB26RTYC@2900
JAN31SPXC@6000
BHF4RULJ8
Premium at Maturity
2031-01-21 ..........
CALL OPTION
FEB26RTYC@2900
JAN31SPXC@6000
BHF4SQ3RS ........
CALL OPTION
FEB26RTYC@2900
JAN31SPXC@6000
BHF4T4GN1
Premium at Maturity
2031-01-21 ..........
CALL OPTION
FEB26RTYC@2900
FEB31SPXC@6000
BHF4TNS55
Premium at Maturity
2031-02-24 ..........
CALL OPTION
FEB26RTYC@2900
JAN31SPXC@6200
BHF4U7M70
Premium at Maturity
2031-01-21 ..........

B4TYDEB6GKMZO
031MB27 .............

B4TYDEB6GKMZO
031MB27 .............

4PQUHNS3JPFGFN
F3BB653 .............

4PQUHN3JPFGFN

F3BB653 .............

4PQUHN3JPFGFN

F3BB653 .............

B4TYDEB6GKMZO
031MB27 .............

B4TYDEB6GKMZO
031MB27 .............

7H6GLXDRUGQFU
S57RNE97 .............

01/13/2025

12/20/2030

1,778,220

811,536

980,664

769,800

1,121,820

783,120

1,155,720

815,176

523,872

262,973

344,883

246,668

371,456

251,935

380,328

244,349

....... 579,012

....... 290,254

....... 353,980

....... 253,160

....... 365,807

....... 257,547

....... 384,503

....... 244,055

(42,401
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SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
FEB26RTYC@2900
FEB31SPXC@6000
BHF4UX2P5 JPMORGAN
Premium at Maturity | Index Linked Equity/Inde | CHASE BANK  7HBGLXDRUGQFU |02/27/2025|02/21/2031
2031-02-24 .......... Annuities ............. Exh 5 ....... Xevrerrnenrnens NA s 57RNEI7 .vevveees o s 202|...... 1,213,980[....cuene 6000....... 381,211 [oeeiee 247 i, (0] ROV 403,739 | s [ 403,739]|....... (49,365).......ccnee. (0] I (240)...cvveennn. (0] PR (0] RN 0005 ..........
CALL OPTION
FEB26RTYC@2900
FEB31SPXC@6200
BHF4UX549 JPMORGAN
Premium at Maturity | Index Linked Equity/Inde | CHASE BANK  7HB6GLXDRUGQFU |02/27/2025|02/21/2031
2031-02-24 .......... Annuities ............. Exh 5 ....... Xevrerreenrnens NA. s S57RNEI7 .oevvere o s 181]...... 1,124,928|............ 6200....... 308,897 |.....cuuene (L] A (0] ROV 340,737 M [ 340,737|....... (42,806)................ (0] N QL) AT (0] PR (0] RN 0005 ..........
CALL OPTION
FEB26RTYC@2900 JPMORGAN
JAN31RTYC@2300 | Index Linked Equity/Inde | CHASE BANK 7H6GLXDRUGQFU [02/26/2025|01/17/2031
BHF4UX8GO9 ........ Annuities ............. Exh 5 ....... Xeverrerrnnnnns NA S57RNEI7 ..ooovvvvvves fovineee oeeeee s 101 ...t 232,024|............ 2300]........ 55,948 (......cuuvunnnen [0 R (0] R 77,322 e [ 77,322|.......... 1,606 |......cunnnnee (0] FUT [0 R (0] FRT (0] I 0005 ..........
CALL OPTION
FEB26RTYC@2900
FEB31SPXC@5800
BHF4W2RG4
Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO (03/13/2025(02/21/2031
2031-02-24 .......... Annuities ............. Exh 5 ....... Xevrerreenreens AMERICANA ... 031MB27 ..ccovvvene foevveee foeeee e 156 |........ 902,770 5800....... 237,673 150 v (0] RV 328,601 (M ueeeeies [ 328,602f....... (39,012)..cccvvunne. (0] I [QI:10) AR (0] PR (0] RN 0005 ..........
CALL OPTION
FEB26RTYC@2900
MAR31SPXC@560
0 BHF4WRRA2
Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO (03/21/2025(03/21/2031
2031-03-24 .......... Annuities ............. Exh 5 ....... Xevrerreenreens AMERICANA ... 031MB27 ..ccocvvene foevveee foeeeee e 299|...... 1,676,360|............ 5600....... 507,132[.ccvceuene 3271 i (0] ROV 674,091 M eeeies [, 674,091(....... (77,072)..ccccvcuenne. (0] N [€720) UV (0] PR (0] RN 0005 ..........
CALL OPTION
FEB26RTYC@2900
FEB31SPXC@5600
BHF4WRRC8
Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO (03/21/2025(02/21/2031
2031-02-24 .......... Annuities ............. Exh 5 ....... Xevrerrrenrnens AMERICANA ... 031MB27 ..ccovvvene foevvnee foveeee e 135]ucenee 754,600|............ 5600....... 227,342 ... 143 (0] ROV 301,132 M [ 301,132f....... (34,630).....cccuunnn. (0] N (143)-eeevieeene (0] PR (0] RN 0005 ..........
CALL OPTION
FEB26RTYC@2900
MAR31SPXC@580
0 BHF4WRZ88
Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO (03/21/2025(03/21/2031
2031-03-24 .......... Annuities ............. Exh 5 ....... Xevrerreenreens AMERICANA ... 031MB27 ..ccovvvene foevveee foeeee e 139 804,692|............ 5800....... 221,674 ... 140 (0] RV 295,422 M. [, 295,422|....... (34,861)..ccuveunnnn. (0] N [QIZ0) AT (0] PR (0] RN 0005 ..........
CALL OPTION
FEB26RTYC@2900 JPMORGAN
MAR31SPXC@560 |Index Linked Equity/Inde | CHASE BANK 7H6GLXDRUGQFU [03/27/2025)|03/21/2031
0 BHF4X9630 ...... Annuities ............. Exh 5 ....... Xevrerrrenrnens NA s 57RNEOJ7 oo o s i 192]...... 1,076,600|............ 5600....... 330,827 |.ccveeiinnen. (0] T (0] ROV 429,983 .. o 429,983|....... (48,996)................ (0] FRTR (0] T (0] PR (0] RN 0005 ..........
CALL OPTION
FEB26RTYC@2900 JPMORGAN
MAR31SPXC@580 |Index Linked Equity/Inde | CHASE BANK 7H6GLXDRUGQFU [03/27/2025)|03/21/2031
0 BHF4X97P0 ...... Annuities ............. Exh5....... Xeerrrrrnannns NA 57RNE97 ............. I T TP 130]........ 755,392)............ 5800]....... 197,435]...cuviiiinnnns [0 T 0]....... 275,453 |.cinins | 275,453]....... (32,405)......ccceenns (0] PR [0 T (0] RO 0f ..
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
FEB26RTYC@2900
OCT30SPXC@580
0 10/18/2030 5800. JPMORGAN
CALL BHF4YDH20 |Index Linked Equity/Inde | CHASE BANK  7HBGLXDRUGQFU |04/11/2025|10/18/2030
........................... ANNUIties .......c.eee. |EXD S oo [ Xevoevienee [INAAL i BTRNES7 i [, cieeeenes 267 ......1,549,354(............ 5800.......319,022|...cceevcvine. O 00000.539,911 | e [1000.539,911 [ (65,891 )i Ofecciiiei s O O O el [0005 e
CALL OPTION
FEB26RTYC@2900
DEC30SPXC@6200
12/20/2030 6200. JPMORGAN
CALL BHF4YDHE4 |Index Linked Equity/Inde | CHASE BANK  7HBGLXDRUGQFU |04/11/2025|12/20/2030
........................... Annuities ............. [Exh5 o[ X INAAL s BTRNES7 il | eiiieeee. 1291........801,970|............ 6200.......135,903[.....00vvvveen. O 0].......235,674 | ... .. 235,674 ... (29,997 ). Ofviiiiiiin O O, O et {0005
CALL OPTION
FEB26RTYC@2900
MAR31RTYC@210
0 03/21/2031 2100. JPMORGAN
CALL BHF4YDHF1 |Index Linked Equity/Inde | CHASE BANK  7HBGLXDRUGQFU |04/11/2025|03/21/2031
........................... Annuities ............. [Exh5 o[ Xeeeeen INAAL s BTRNEST7 il | eiiieeee.. 118]........ 246,855|............. 2100........ 49,232.....cevvvveen. O 00000, 104,996 | ..o [0 104,996 | 1,473 O O O, O el {0005
CALL OPTION
FEB26RTYC@2900
MAR31SPXC@560
0 03/21/2031 5600. MORGAN
CALL BHF4YDHJ3 [Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (04/11/2025|03/21/2031
........................... Annuities ............. [Exh5 .......|Xeeeooeee. |INTL.PLC ........ F3BBB653 .....cccvvvee |oereennn ..ceeeee.. 310]......1,738,744|............ 5600|.......492,609 |.............311|................ 0].......698,876 [~......... |.......698,876 |....... (79,887 ).....ccceeeeeee. Ofeurrrrrnee BT ). O, Of et {0005
CALL OPTION
FEB26RTYC@2900
APR31SPXC@5600
04/18/2031 5600. MORGAN
CALL BHF4YDHKO [|ndex Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (04/11/2025|04/18/2031
........................... Annuities ............. |Exh 5 ....... [Xeoooevoeeees | INTL. PLC ........ F3BB653 ...ccceccvvee [ouenen. eveeeees 124)........694,848|............ 5600|.......146,145|...............92[................ 0].......280,935 | *......... |.......280,935]....... (31,904 )......ceeeveeeee Oferrriiress 93)eeviviiicenee O O el [0005 e
CALL OPTION
FEB26RTYC@2900
JAN31SPXC@6000 JPMORGAN
01/17/2031 6000. | Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |04/11/2025|01/17/2031
CALL BHF4YDL58 |Annuities ............. Exh5 ....... Xewaereernnnnnn NA. s S7RNEIJ7 ..ooovvveenen v foeeeeee eeeiiins 164 (........ 983,340|............ 6000]|....... 188,651 |..cccevvnnnnnnns [0 O (0] U 320,658 ]..cceuunes foennnnn 320,658 |....... (39,402)....cccvvvnnnnnn [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
FEB26RTYC@2900
FEB31SPXC@6000 JPMORGAN
02/21/2031 6000. Index Linked Equity/Inde | CHASE BANK 7H6GLXDRUGQFU [04/11/2025)|02/21/2031
CALL BHF4YDL66 |Annuities ............. Exh 5 ....... Xeverrerrnnnnns NA 57RNE97 ............. I T 175]...... 1,049,400|............ 6000....... 204,201 |oeeeveeiineennns [0 R [0 R 346,088 ....cuunnns |oerennn 346,088|....... (G A R (0] FUT [0 R (0] FRT of ..
CALL OPTION
FEB26RTYC@2900
MAR31SPXC@580 MORGAN
0 03/21/2031 5800. |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/11/2025|03/21/2031
CALL BHF4YDL90 |Annuities ............. Exh5 ....... Xewarreernnnnnn INTL. PLC ........ F3BB653 ....cccvvveee foeveeeee s e 177|...... 1,028,630............ 5800]|....... 281,290 ....cceeennn IV£:] (0] U 377,606 |M....ceee fennnns 377,605|....... (44,558)....ccccvvnnnnnn (0] P (178) s [0 PO (0] 0005 ..........
CALL OPTION
FEB26RTYC@2900
MAR31SPXC@540
0 03/21/2031 5400.
CALL BHF4YTMCY |Index Linked Equity/Inde ROMUWSFPUSMP |04/17/2025|03/21/2031
........................... Annuities ............. |[Exh5.......|X..ccceeeo..... [BNP PARIBAS .. RO8K5P83 .......... [ooeeees iennn.. 123)........ 665,550)............ 5400.......189,106].............119|................ 0].......292,626 | "......... |.......292,626....... (32,508).......ccceee. O eevveeeee . (119 O Of el ] 0005




Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 5 6 7 8 9 10 11 12 14 15 17 20 21 22 23
Cumulative
Prior Current
Year(s) | Year Initial
Strike Initial Cost Cost of Credit Hedge
Price, of Un- Un- Adjustment Quality |Effectiveness|
Date of Rate or discounted | discounted Book/ Unrealized to Carrying of at Inception
Maturity | Number Index Premium Premium Adjusted Valuation Value of Refer- and at
Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Carrying Increase/ Hedged Potential ence | Quarter-end
Description or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Value Code (Decrease) ltem Exposure | Entity (b)
CALL OPTION
FEB26RTYC@2900
APR31SPXC@5400
04/18/2031 5400. ROMUWSFPUSMP |04/17/2025]04/18/2031
CALL BHF4YTP18 BNP PARIBAS .. RO8K5P83 .......... [eeeeeee e e 228 1,232,388|............ 5400]|....... 352,561 |.cevuunnneenn 224 (0] U 545,644 |M......... |.......545,643|....... (60,289)....cvveeeeeees O (224). Ol eeeeeeeeeennn. O] oeeeeenl 0005 ..
CALL OPTION
FEB26RTYC@2900
APR31SPXC@5400
04/18/2031 5400.
CALL BHF4ZA4Q6 BANK OF B4TYDEB6GKMZO |04/25/2025|04/18/2031
........................... AMERICANA ... 031MB27 .....ccceeenn |oevennn . 162 872,208|............ 5400|.......269,828|.............171 0}.......386,358 |"......... ....... (42,701 AU ¢ | FEURRRRRRRN ¢ | N
CALL OPTION
FEB26RTYC@2900
APR31SPXC@5200
04/18/2031 5200. BANK OF B4TYDEB6GKMZO |04/25/2025|04/18/2031
CALL BHF4ZA4V5 AMERICANA ... 031MB27 ......cceeeet fovvieeee foiees e 227 1,181,440|............ 5200....... 403,725 |.ccccceeeenns 256 [0 R 572,257 | ......... |......572,256|....... (61,700).....cccccveeeec Ofoeeeeeeee (256 Of.ceeeeeeeeeeen. Of weeeeeeen [0005 .
CALL OPTION
FEB26RTYC@2900
APR31SPXC@5000
04/18/2031 5000. BANK OF B4TYDEBBGKMZO |04/25/2025]04/18/2031
CALL BHF4ZA4X1 AMERICA NA ... 031MB27 ............. .. 633,400/ 239,052 335,611|A......... [.......335,611|....... (35,076 . |0005 ...
CALL OPTION
FEB26RTYC@2900
APR31RTYC@ 1900,
04/18/2031 1900.
CALL BHF4ZPBD4 ROMUWSFPUSMP |05/05/2025|04/18/2031
........................... BNP PARIBAS .. RO8K5PS83 .......... eeeennne. 100 190,646|............ 1900|........ 64,953 |................0 0].......102,305]........... eeeeenennn.. 936 AU ¢ | FEURRRRRRRN ¢ | N
CALL OPTION
FEB26RTYC@2900
APR31SPXC@5400
04/18/2031 5400. ROMUWSFPUSMP |05/01/2025|04/18/2031
CALL BHF4ZPCJO BNP PARIBAS .. RO8K5P83 .......... [ocecee Joeeeee i 139 751,086|............ 5400(....... 239,927 |.cceveveenns 152 [0 R 332,777 | oo | 332,777 (36,783)...ccccvvvieecc Ofeeeeeeee e (152)) e Of.ceeeeeeeeeeen. Of weeeeeeen [0005 .
CALL OPTION
FEB26RTYC@2900
APR31SPXC@5600
04/18/2031 5600.
CALL BHF50AXUO BANK OF B4TYDEB6GKMZO [05/13/2025|04/18/2031
........................... AMERICANA ... 031MB27 ....ccccvene fernenne eieeenn 275 1,537,592|............ 5600/.......528,203|.............335 0].......623,543|......... .eere (70,919 veeereeenenens O Of
CALL OPTION
FEB26RTYC@2900
MAY31SPXC@560
0 05/16/2031 5600. BANK OF B4TYDEBBGKMZO |05/13/2025|05/16/2031
CALL BHF50B430 AMERICANA ... 031MB27 ...ccceveees |ovvvnnee foeeeeee eeeeiiiees 237 1,324,512f............ 5600]|....... 460,623 (............. 294 (0] U 541,196 |A......... [.......541,196|....... (61,213) e O (294 Ol eeeeeeeeeennnn. O] oeeeeenl. 0005 ..
CALL OPTION
FEB26RTYC@2900
MAY31SPXC@580
0 05/16/2031 5800. ROMUWSFPUSMP |05/22/2025|05/16/2031
CALL BHF5199Q8 BNP PARIBAS .. RO8KS5P83 .......ce. |oveeeee  oveee eiiiiens 187 1,082,222|............ 5800]....... 339,347 ...cccnnnnns 217 0]....... 404,209|A......... |.......404,209]....... (47151 )i O (27 0].eeeeeeeee. Of ool [0005
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1 4 5 6 7 8 9 10 11 15 21 22 23
Cumulative
Prior
Year(s)
Strike Initial Cost Credit Hedge
Price, of Un- Quality |Effectiveness|
Type(s) Date of Rate or discounted of at Inception
of Maturity | Number Index Premium Refer- and at
Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) Potential ence | Quarter-end
Description (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Code Exposure | Entity (b)
CALL OPTION
FEB26RTYC@2900
MAY31SPXC@600
0 05/16/2031 6000. Equity/Inde ROMUWSFPUSMP |05/22/2025|05/16/2031
CALL BHF519AY9 Xewaereernnnnnn BNP PARIBAS .. RO8K5P83 .......... [eeeeeee e e 154 921,000]............ 6000]|....... 262,455|......c.c.... 167 |eeeeneeeeeee. 0,314,316 | A [0 314,317 | (7,693 ). O (168 O e, O el | 0005
CALL OPTION
FEB26RTYC@2900
MAY31RTYC@210
0 05/16/2031 2100.
CALL BHF52H7W8 Equity/Inde ROMUWSFPUSMP |06/04/2025|05/16/2031
........................... X..eereeeeenn.. | BNP PARIBAS .. RO8K5PS83 .......... e 109 229,383|............ 2100|........ 68,923
CALL OPTION
FEB26RTYC@2900
MAY31SPXC@580
0 05/16/2031 5800. Equity/Inde ROMUWSFPUSMP |06/04/2025|05/16/2031
CALL BHF52H807 Xeverrerrnnnnns BNP PARIBAS .. RO8K5P83 .......... [oceceee Joeeeeee i 186 1,077,698|............ 5800....... 334,268|................ Of...euvvveennnnn 0,399,357 | ..o |, 399,357 |........ (46,421 ). O Ot O 0l | 0005 .
CALL OPTION
FEB26RTYC@2900
MAY31SPXC@600
0 05/16/2031 6000. Equity/Inde ROMUWSFPUSMP |06/04/2025|05/16/2031
CALL BHF52H8U1 X.. ... |BNP PARIBAS .. RO8K5PS83 .......... 1,129,860|. 329,151 |.ccvveceeeeeee. O 01.......382,577 | ... . |0005 ...
CALL OPTION
FEB26RTYC@2900
JUN31SPXC@6000
06/20/2031 6000. Equity/Inde ROMUWSFPUSMP |06/12/2025|06/20/2031
CALL BHF53G0V8 Xeverrerrnnnnns BNP PARIBAS .. RO8K5P83 .......... [occeeee Joeeeeee i 182 1,092,840|............ 6000....... 318,031 |...ccceeeeeeee. Oferiiiiiiiinnnnn 0].......374,044 | ...t |...... 374,044 |....... (44,373).cccevviieeec. O Ot O 0 el | 0005 .
CALL OPTION
FEB26RTYC@2900
JUN31SPXC@6000
06/20/2031 6000. Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [06/20/2025(06/20/2031
CALL BHF53T3Q8 D BANK PLC ....... UKB573 cooiiiveeeee oo s e, 166 998,040|............ 6000]|....... 280,680(......cccevveee. Ofeeenninieeeeen. 0fe..341,581 | e |-enn0.. 341,681 ... (40,522))..c e Ot O e O e, O el ] 0005
CALL OPTION
FEB26RTYC@2900
MAY31SPXC@600
0 05/16/2031 6000. Equity/Inde | BARCLAYS G5GSEF7VJP5I70 |06/20/2025|05/16/2031
CALL BHF53T4Z7 Xeverrerrnnnnns BANK PLC ....... UKS573 .o | s e, 143 856,860|............ 6000....... 238,126 |.....ccccceeeee. O], 0.......290,137 | ... ... 290,137 ... (34,682)....eeenceeee Oeviiiiiiiiin O O Of el {0005
CALL OPTION
FEB26RTYC@2900
JUN31SPXC@6000
06/20/2031 6000.
CALL BHF54FXM3 Equity/Inde | BANK OF B4TYDEB6GKMZO |06/26/2025|06/20/2031
........................... X.. ... |JAMERICANA ... 031MB27 ...cccevvveee |oereenn 1,042,860|. . |0005 ...
CALL OPTION
FEB26RTYC@2900
JUN31TRTYC@2100 MORGAN
06/20/2031 2100. Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |07/02/2025|06/20/2031
CALL BHF553PZ9 Xewaereernnnnnn INTL. PLC ........ F3BB653 ....ccccvvvee foeveeeee s e 101 211,911 o 2100........ 74,839|...ccccvvceeec O 000001002, 92,038 | v [ 92,038 .. 1,222 O O O 0 el 0005
CALL OPTION
FEB26RTYC@2900
JUN31SPXC@6200
06/20/2031 6200. Equity/Inde ROMUWSFPUSMP |07/02/2025|06/20/2031
CALL BHF553Q39 Xeverrrernnnnns BNP PARIBAS .. RO8KS5P83 .......ce. |oveeeee  oveee oeiieiies 163 1,010,538)............ 6200....... 290,257]................ 0]................ 0f.......316,100] ........... |.......316,100]....... (38,499)...........c.... OJervvvvvvenn. O O O el {0005
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
FEB26RTYC@2900
JUL31SPXC@6200
07/18/2031 6200. | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |07/16/2025|07/18/2031
CALL BHF56K3Y7 |Annuities ............. Exh5 ....... Xewaereernnnnnn AMERICANA ... 031MB27 ...cccevveees |ovvenee foeeeeee s 172|...... 1,063,424(............ 6200]|....... 325,922 .cccuiinnns [0 O (0] U 335,705 .cccvunees foeenns 335,705|....... (40,634)...ccceveennnnnn [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
FEB26RTYC@2900
JUL31SPXC@6200
07/18/2031 6200. Index Linked Equity/Inde ROMUWSFPUSMP |07/24/2025|07/18/2031
CALL BHF578UK3 |Annuities ............. Exh 5 ....... Xeverrerrnnnnns BNP PARIBAS .. RO8K5P83 .......... [oceceee Joeeeeee i 131]e 813,068|............ 6200....... 260,427 |ccvvveeeeennnns [0 R [0 R 256,674 e | 256,674 |....... (31,088).......ccceenn (0] FUT [0 R (0] FRT (0] I 0005 ..........
CALL OPTION
FEB26RTYC@2900
JUL31SPXC@6400
07/18/2031 6400.
CALL BHF57ZGQ6 |Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |07/30/2025|07/18/2031
........................... Annuities ............. [Exh5.......|Xeeeeeeeeee.. JAMERICANA ... 031MB27 ..coovvvveees |oeeeennn i 3121......1,997,120|............ 6400.......580,943.......oovvve. O 0....576,271 | o [0 B76,271 | (71,639) e Ofiiiin O O, Of et {0005
CALL OPTION
FEB26RTYC@2900
AUG31SPXC@640 MORGAN
0 08/15/2031 6400. |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |08/06/2025|08/15/2031
CALL BHF58PNLO | Annuities ............. Exh5 ....... X.. ... [INTL.PLC ........ F3BB653 ... J PO R 846,784|............ 6400|.......244,922........ccc..... O] eeeeennneeneen. 0....... 246,737 | ... ....246,737|....... (30,479)...uieeeinnnnnn 0].. . |0005 ...
CALL OPTION
FEB26RTYC@2900
JUL31RTYC@2200
07/18/2031 2200. Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |08/14/2025(07/18/2031
CALL BHF59F0T9 |Annuities ............. Exh 5 ....... Xeverrerrnnnnns AMERICANA ... 031MB27 ......coeeeet fovvieeee foieee e 113].s 248,314|............ 2200]........ 83,633 ....cevviiinnns [0 R (0] R 97,191 [.evveeiinns [ 97,191 | 1,537 [ (0] FUTRR [0 R (0] FRT (0] I 0005 ..........
CALL OPTION
FEB26RTYC@2900
JUL31SPXC@6200
07/18/2031 6200. | Index Linked Equity/Inde ROMUWSFPUSMP |08/14/2025|07/18/2031
CALL BHF59F0U6 | Annuities ............. Exh5 ....... Xewaereernnnnnn BNP PARIBAS .. RO8K5P83 .......... [eeeeeee e s 132f........ 818,896|............ 6200]|....... 266,459 |.....cccvnnnnnns [0 O (0] PO 258,516 ..ccvunnces feennn 258,516 |....... (31,291 )eeeeeeiennnns [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
FEB26RTYC@2900
JUL31SPXC@6400
07/18/2031 6400. Index Linked Equity/Inde ROMUWSFPUSMP |08/14/2025|07/18/2031
CALL BHF59F0V4 | Annuities ............. Exh 5 ....... Xeverrerrnnnnns BNP PARIBAS .. RO8K5P83 .......... [ocecee Joeeeee i 142]........ 910,400|............ 6400....... 271,090 |.ccceeiiinnnnnns [0 R [0 R 262,697 | | 262,697 |....... (32,657).ccccccveennnnn (0] FUT [0 R (0] FRT (0] I 0005 ..........
CALL OPTION
FEB26RTYC@2900
AUG31SPXC@640
0 08/15/2031 6400. |Index Linked Equity/Inde ROMUWSFPUSMP |08/14/2025|08/15/2031
CALL BHF59F0X0 |Annuities ............. Exh5 ....... Xewaereernnnnnn BNP PARIBAS .. RO8K5P83 .......... [eeeeeee e s 127|........ 810,688|............ 6400]|....... 243,957 |ccoeeeeeenns [0 O (0] PO 236,216 .ccevennees foeenn 236,216 |....... (29,179).ceeeeeeennnnns [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
FEB26RTYC@2900
AUG31SPXC@640
0 08/15/2031 6400.
CALL BHFSA1EUO |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [08/20/2025|08/15/2031
........................... Annuities ............. [Exh5 ... |Xecoeeeeeee. [BANKPLC ....... UKS5573 ...ccooovviiiis oo eeeeeeene. 126........ 806,080|............ 6400.......228,516 |................ O]................ 0]....... 234,867 | ........... |.......234,867|....... (29,014 )...ccceeeeeee. O O O, O el ] 0005
CALL OPTION
FEB26RTYC@2900
AUG31SPXC@620 JPMORGAN
0 08/15/2031 6200. |Index Linked Equity/Inde | CHASE BANK 7H6GLXDRUGQFU |08/27/2025)|08/15/2031
CALL BHF5ARF24 | Annuities ............. Exh5....... Xeverrrernnnnns NA S57RNEI7 ..oovvvvvvins e eiie i 120]........ 745,426|............ 6200....... 233,062)....ccceiiiinns [0 T 0]....... 237,448 s | 237,448)....... (28,567)...cccceeeinns (0] RPN [0 T (0] RO (0] I 0005..........
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
FEB26RTYC@2900
AUG31SPXC@640 JPMORGAN
0 08/15/2031 6400. |Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |08/27/2025|08/15/2031
CALL BHF5ARF32 | Annuities ............. Exh5 ....... Xewaereernnnnnn NA. s S7RNEI7 .ooovvveveen v foeeeeeee eeeiiins 197{...... 1,263,360............ 6400]|....... 376,293 |cceviiees [0 O (0] U 368,124 ..o fennnns 368,124 |....... (45,475)...ccceeeennnnns [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
FEB26RTYC@2900
AUG31SPXC@660
0 08/15/2031 6600.
CALL BHF5BEDAG6 |Index Linked Equity/Inde ROMUWSFPUSMP |09/04/2025|08/15/2031
........................... Annuities ............. [Exh5 ....... |X.cccoeeee.... [BNP PARIBAS .. RO8K5P83 .......... |.cceeee eeeeeeeee 161, 997,624 ............ 6600].......268,369|................ O]................ 0].......265,629 | ........... |.......265,629|....... (33,708)......ccccvceee. O eerrreeeeeee. O O, O el ] 0005
CALL OPTION
OCT31SPXC@660 GOLDMAN
010/17/2031 6600. SACHS
CALL BHFSFYVEOQ [Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN |10/16/2025|10/17/2031
........................... ANNUIties ......cceee. |EXNS oo [ Xevoiiiinies |Lveiiiiiiiiiiienee.. BBBK528 i [, R oeeeeeee 121]........ 800,382]............ 6600.......232,379 |...covereenee. O e 00000.218,110 s [000.218,110 e (27,287 e O fccicit O O Of
CALL OPTION GOLDMAN
OCT31SPXC@680 SACHS
0 10/17/2031 6800. |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN |10/16/2025|10/17/2031
CALL BHF5FYVF7 |Annuities ............. Exh 5 ....... X.. F [ BB6K528 ... P R s 857,956|. 228,554 |.ccccciiiiinnnn. 0f. 213,851 |.cccunnnn. ....213,851|....... (27,453)...cccceeeeenn 0. . |0005 ...
CALL OPTION

OCT26 SPX C @
6600 10/16/2026

6600. CALL Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (10/23/2025(10/16/2026

BHF5GWA4GS ....... Annuities ............. Exh5 ....... Xewrvrrerennens BANK PLC ....... UKB573 oveveeeees v e e 133 880,638|............ 6600|........ 90,097 |-evevenenree (0] IS (o] S 55,450 [.ceeveis |ouennne 55,450|....... (32,909).....cveneenene (0] S (0] S (0] S (o] [P 0005 ..........
CALL OPTION

OCT31SPXC@680 GOLDMAN

0 10/17/2031 6800. SACHS

CALL BHF5KOGPO |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |11/14/2025|10/17/2031

........................... ANNUItIES .....voveeee [EXN 5 oo [ Xevioirirsiaes |Lceiiieiiiiieeees. BBBK528 s oo eoereee. 185[......1,258,204............ 6800.......369,160 |-....cc0ocevere O ovevrciires 0] 313,616 [ o [000.313,616 | . (40,260).c.vcvveen O fecieiieiiee O O O e [0005 e
CALL OPTION

NOV31SPXC@680 GOLDMAN

0 11/21/2031 6800. SACHS

CALL BHFSKOKU4 | index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (11/14/2025|11/21/2031

........................... ANNUItIES ...vooveeeee [EXD 5 oo [ Xeveeiieeiees [Loveiieiiieeeee. BBBK528 oo [ oeeveene. 193[......1,312,060)............ 6800.......389,277 |.....cceseeee. O|oevereenenn 0. 331,465 [ oo [100...331,465 | ... (42,220). e O fciciieieee O O O e [0005
CALL OPTION

DEC31SPXC@6800|

12/19/2031 6800.

CALL BHF5M7C44 ||ndex Linked Equity/Inde ROMUWSEPUSMP |[12/11/2025|12/19/2031

........................... Annuities ............. [Exh5....... |X..oovenene.. |BNP PARIBAS .. RO8K5PS83 .......... e eoreeees 126........ 856,800)............ 6800.......270,134 ............. 189 ovevrerne. 0. 221,654 (At |00 221,654 .. (28,149 O feie s (189) e O O

CALL OPTION

NOV31SPXC@680

0 11/21/2031 6800.

CALL BHFSMSEX2 |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [12/18/2025|11/21/2031

........................... ANNUIties ........c.... [Exh5 .ccooes [Xevrevvreeeee [BANKPLC ... UKS5573 oo [ eeveene. 154/......1,049,376............ 6800.......298,946 |...........c.... O-creovrrenennes 0. 265,109 .o [-002...265,109 ... (33,768 O fecreiiieiiee O O O e [0005
CALL OPTION

DEC31SPXC@6800|

12/19/2031 6800.

CALL BHF5MSEYO |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5170 |12/18/2025|12/19/2031

........................... ANNUIties .........c... [EXN5 oooee [Xevioirirreee [BANK PLC ... UKB573 o [ eeereenes 137000, 929,016............ 6800.......267,127 |.ccoveerecens O 0000 237,195 [ o [00020.237,195 . (30,029, e O feeiciiee O O O e [0005
CALL OPTION

JAN27SPXC@6800 | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |02/05/2026|01/15/2027

BHF5S5EWS ....... Annuities ............. Exh5 ....... Xewereesnnens AMERICANA ... 031MB27 .....ccoooeee foeeeeee foviiis i, 152|...... 1,030,540............ 6800]................ 0f........ 91,998.....cc........ 0f........ 62,028(.......c.. o 62,028....... (29,970)................ (0] Of i, (0] Of coovveee 0005 ..........
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

8'903

1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
FEB32SPXC@7000 | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |02/12/2026|02/20/2032
BHF5SWXC2 ....... Annuities ............. Exh5 ....... Xewaereernnnnnn AMERICANA ... 031MB27 ...cccvvveees |ovvvnee foeeeeee s 154 (...... 1,075,480|............ 40100 ] P (0] U 300,853 |.ccevuneanee (0] PO 258,145 .ccuueees feens 258,145|....... (CN(0]) R [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
FEB27SPXC@6800 | Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [02/26/2026)|02/19/2027
BHF5TZYD1 ........ Annuities ............. Exh 5 ....... Xeverrerrnnnnns BANK PLC ....... UKS573 oo | s e 126]........ 860,064|............ (11010 N (0] R 83,375|..cuiiiinnee (0] R 56,537 [.eevveeenns fonnnee 56,537 |....... (26,838).......cccennnn (0] FUTRR [0 R (0] FURR (0] I 0005 ..........
CALL OPTION
FEB27RTYC@2600| Index Linked Equity/Inde E570DZWZ7FF32T|03/11/2026|02/19/2027
BHF5VH5NS ........ Annuities ............. Exh5 ....... Xewarreernnnnnn CITIBANKNA ... WEFA76 .......ccceee foeveeee e e 113 ...t 294,684|............ 2600]...cccevunnnnnns (0] 27,305(...ccciiinnns (0] 24,906 .....ccunnn |ounnnnnn 24,906 |......... (2,399)..cccvviinns [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
MAR32SPXC@680 |Index Linked Equity/Inde ROMUWSFPUSMP |03/18/2026|03/19/2032
0 BHF5W7P31 ..... Annuities . BNP PARIBAS .. RO8K5P83 .......... [oeeeeee T N 612 R 1,143,420 302,474
CALL OPTION MORGAN
JUL26MXEAC@260| Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|07/17/2026
0 BHFSWSUHS .... |Annuities ............. Exh5 ....... Xewaereernnnnnn INTL. PLC ........ F3BB653 ....cceevvvee foeveeeee s e L . 304,980|............ 2600]....ccevnnnnnnnn (0] 38,174 ... (0] 35,456 ....cccunnn |ounnnnnn 35,456 ......... (2,718). s [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION MORGAN
MAR27MXEAC@22 | Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (03/27/2026|03/19/2027
00 BHFSWSVH? ... | Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....ccccevvee |ooveeee s e, 121, 265,738|............ 2200].ccccciiiiinnns (0] R 88,886 |.......00uuunee (0] R 87,585 cccciiiiin | 87,585(......... (1,301). e (0] FUTRR [0 R (0] FRT (0] I 0005 ..........
GOLDMAN
CALL OPTION SACHS
NOV28RTYC@180 [Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|11/17/2028
0 BHF5WSVUS .... |Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 105]........ 188,622|............ 1800 |.ccccciiiiinnns (0] R 93,788|.....cuuueennee (0] R 96,477 [ evveeeeens fonnnnne 96,477 |.......... 2,689....uueiinnnnnne (0] FUTRR [0 R (0] FURR (0] I 0005 ..........
CALL OPTION MORGAN
SEP26MXEAC@27 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|09/18/2026
00 BHFSWSW?78 .. | Annuities ............. Exh5 ....... Xewaereernnnnnn INTL. PLC ........ F3BB653 ....cccevvvee foeveeeee s e 101 |........ 271,512]cceeeeeeee 2700 ceeeeeines (0] 28,237 |.ceeeeiinns (0] 26,413 .cceiiiiiis |eeennns 26,413|......... (1,824)...ccvvnnnnnnnns [0 PO [0 O [0 PO (0] 0005 ..........
GOLDMAN
CALL OPTION SACHS
DEC29SPXC@4600| Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|12/21/2029
BHFSWSWC?7 ...... Annuities ............. Exh5 ....... Xewarreernnnnnn | BB6K528 ......oeceees fovviies s e 573|...... 2,637,226|............ 4600|....cccvnunnnnns 0]....1,456,033|....ccccuuunnnn. 0].... 1,526,117 |........... ....1,526,117|........ 70,084 .....cceuunnnnns [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION MORGAN
DEC26MXEAC@28 | Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (03/27/2026|12/18/2026
00 BHF5WSXV4 ... |Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....cccvvvvee |ooveeee s e, 107]........ 298,424|............ 2800].....ccceeernns (0] R 27,180 (0] R 25,505|.ccceueenn founnnee 25,505]......... (1,675)..cccccvieennns (0] FUT [0 R (0] FRT (0] I 0005 ..........
CALL OPTION MORGAN
FEB27MXEAC@22 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|02/19/2027
00 BHF5WSYP6 ... | Annuities ............. Exh5 ....... Xewaereernnnnnn INTL. PLC ........ F3BB653 ....cccevvvee foeveeeee s e 116|........ 255,156............ 10]0) R (0] 84,844 .......ceeen.. (0] 83,206 ...cccevvnn |rnnnnnn 83,206 ......... (1,638)..cccvvvnnnnnnnn [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION MORGAN
APR27MXEAC@23 | Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (03/27/2026)|04/16/2027
00 BHFSWSZH3 ... |Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....ccccevvee |ooveeee s e, 153]........ 350,934|............ A {0[0] RN (0] R 99,202.......uuuueneee (0] R 98,084 |...ccuvuee founnnnee 98,084 (......... [GIRE:) RO (0] FUT [0 R (0] FRT (0] I 0005 ..........
CALL OPTION MORGAN
MAY27MXEAC@23 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/21/2027
00 BHF5WSZU4 ... | Annuities ............. Exh5 ....... Xewarreernnnnnn INTL. PLC ........ F3BB653 ....cccevveee foeveeeee s e 150(........ 344747 |............ 2300 ceeeeennnns (0] 95,171 e (0] 96,533 ..ccciivnnn |oennnnnn 96,533(.......... 1,362 [0 PO [0 O [0 PO (0] 0005 ..........
GOLDMAN
CALL OPTION SACHS
MAY27RTYC@220 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|05/21/2027
0 BHF5WSzZV2 ..... Annuities ............. Exh5 ....... Xewaereernnnnnn | BB6K528 .....coeceees foeviies s e L . 258,324|............ 10]0) R (0] 56,142|...cccevnennnnn. (0] 58,420 ....cccvvnn |oennnnnn 58,420.......... 2,278 [0 PO [0 O [0 PO (0] 0005 ..........
GOLDMAN
CALL OPTION SACHS
JUL27RTYC@2200 | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|07/16/2027
BHF5WTODS ....... Annuities ............. Exh5 ....... Xewaereernnnnnn | BB6K528 .....cceceees fovviies s e 121........ 265,540|............ 10]0) R (0] 59,850|...cccvuuunnnnnn (0] 62,268|.....cccuun |eennnnnn 62,268.......... 2,418 [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION MORGAN
OCT27MXEAC@23 | Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (03/27/2026|10/15/2027
00 BHFSWT196 ... |Annuities ............. Exh5....... Xevevrrrrennnns INTL. PLC ........ F3BB653 ...ocoovvveee fooveeee i e, 135]........ 311,213t 2300t (o] O 90,387 ...uuuinnnnnes (o] O M7 [ [ SR RN F4<10] T (0] RO (0] PP (0] PR 0] cvveeens 0005..........
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION MORGAN
DEC27MXEAC@23 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|12/17/2027
00 BHF5WT1X3 ... |Annuities ............. Exh5 ....... Xewrrrreennens INTL. PLC ........ F3BBB53 covvveee foveeee oeeeeee oreeen 100|........ 230,621|.cuevenene LX10]0] [o] N 101,088 |..cveveveeen. O 69,092...ccves |ounnne 69,002|....... (31,996)...ccvenennene Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
DEC27RTYC@220 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|12/17/2027
0 BHF5WT1Y1 ..... Annuities ............. Exh5 ....... Xewrrrreennens | I BBBK528 ...ooveveeee foveeee e e 149|........ 328,328|............ L210]0] T (o] S 80,821 .ecveveeeres O 83,729 cceceis | 83,729].......... 2,908 ... Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
FEB28RTYC@2000| Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|02/18/2028
BHF5WT2E4 ........ Annuities ............. Exh5 ....... Xewrvrrenennens | I BBBK528 ...eoveveees foveee e e 158 ... 316,520)............ 2000 (...cuveeeninnne [o] N 109,811 |.evvevereeens O 113,185 |.cveveens forennne 113,185|.......... 3,374, Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
MAY28RTYC@180 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|05/19/2028
0 BHF5WT378 ..... Annuities ............. Exh5 ....... PSRN I E R BBBK528 ...eoveveees foveee e e 120...... 215,640)............ FE:T010] S [o] N 102,829 ..ccccvcveien. O 105,835 .ceccvenen forennns 105,835|.......... 3,008 [.veveriennene Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
JUN28RTYC@1700 | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|06/16/2028
BHF5WT3J2 ........ Annuities L. .. BBBK528 ............. |... 253,283 143,852/... . 10005 ..
CALL OPTION
JUL28RTYC@1800 | Index Linked W22LROWP2IHZN (03/27/2026(07/21/2028
BHF5WT3WS3 ...... Annuities ............. Exh5 ....... BBBK528 ...ooveveeee foveeee e e 102]........ 183,258|............ 1800 ..vcvreennns (o] S 88,674 |..cceveeeees O 91,272 et | 91,272 2,598 ... Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
AUG28RTYC@190 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|08/18/2028
0 BHF5WT4BS ..... Annuities ............. Exh5 ....... Xewrrrrerenere | Lovrreisieeeieeenns BBBK528 ...covevees fovieeee e e 101 | 191,273 1900 vvevreeeenns (o] S 81,062...cceveeeees O 83,503 .ceevees |orennne 83,503 ].......... 2,441 |, Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
OCT28RTYC@170 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028
0 BHF5WT501 ..... Annuities ............. Exh5 ....... Xewrvrrerennens | I BBBK528 ...ooveveiee fovevee e e 137 e 233,614|............ 1700 v [o] N 132,235|.cccvcveen. O 135,951 |.evevveens forennns 135,951 .......... 3,716 | Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
DEC28RTYC@180 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|12/15/2028
0 BHF5WT5GS6 ..... Annuities ............. Exh5 ....... Xewrvrreennens | I BBBK528 ..ocovcveeee v e e 116 ... 209,646|............ 1800 ..vcveeeenns [o] N 104,837 |.evevereeen. O 107,887 |.eveeveres forenne 107,887 |.......... 3,050 [.vcverrninnene Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
FEB29RTYC@1900| Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|02/16/2029
BHF5WT5W1 ...... Annuities ............. Exh5 ....... PSRN I E R BBBK528 ..ocoveveee foveeee e e 143|........ 270,845|............ 1900 vvcvreeenns [o] N 120,108 |..cvveveevevens O 123,685 |.cvecvcnen forennne 123,685(.......... 3,577 |oereeerrienne Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
MAR29RTYC@180 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|03/16/2029
0 BHF5WT634 ..... Annuities ............. Exh5 ....... Xewrvrrerennens | I BBBK528 ...ooveveiee fovevee e e 125/ 225,432|............ 1800 ..vcvreennns [o] N 114,636 |..cecveveen. O 118,126 |.evvveren fornens 118,126 .......... 3,490 (... Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
MAY29RTYC@180 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|05/18/2029
0 BHFSWT6HS3 ..... Annuities ............. Exh5 ....... Xewrvrrerennens | I BBBK528 ...covevees fovieeee e e 135/........ 242,802|............ 1800 ..vcvreennns [o] N 124,950 |..c.ccvcreeen. O 128,799 .cveevccs o 128,799|.......... 3,849 |0 Ofeeeereeenes O Ofeerveirieieeas Of e 0005 ..........
GOLDMAN
CALL OPTION SACHS
AUG29RTYC@190 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|08/17/2029
0 BHF5WT717 ..... Annuities X. L. .. BBBK528 ....cccovens | 264,423 121,667]... 125,725]... 125,725/... . 10005 ..
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01903

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
GOLDMAN
CALL OPTION SACHS
SEP29RTYC@1800| Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|09/21/2029
BHF5WT782 ........ Annuities ............. Exh 5 ....... X.. F [ BB6K528 ... P R T P £ I R 272,682|. 143,507 |.. 148,202]........... ....148,202|.......... 4,695].....cccciiiinn 0. . |0005 ...
GOLDMAN
CALL OPTION SACHS
OCT29RTYC@170 |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|10/19/2029
0 BHF5WT7J8 ..... Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 121, 206,516|............ IA0[0] PO [0 R 124,048 |.ccccvvveennnns [0 R 127,976 ..o [ovnnnn 127,976|.......... 3,928...eeviiiiinnee (0] FUT [0 R (0] FRT (0] I 0005 ..........
GOLDMAN
CALL OPTION SACHS
NOV29RTYC@180 [Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|11/16/2029
0 BHFSWT7T6 ..... Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cvvvvvee foeveeee s e 1441........ 259,560|............ 1800 |.cccciiiinnnns [0 R 138,011 [cevvvvvvevinnnns [0 R 142,579 ..o [ 142,579|.......... 4,568 |.....ccceeiinn (0] FUT [0 R (0] FRT (0] I 0005 ..........
GOLDMAN
CALL OPTION SACHS
DEC29RTYC@200 [Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|12/21/2029
0 BHF5WT824 ..... Annuities ............. Exh 5 ....... Xevrerrrenrnens | ISR BB6K528 ....ccocvvee feevviee o e 131 261,640|............ 2000|..c..cererenee. (0] RV 108,947 |.ceveviiinnns (0] ROV 112,878 [ 112,878|.......... 3,931 | (0] FRTR (0] T (0] PR (0] RN 0005 ..........
GOLDMAN
CALL OPTION SACHS
JAN3ORTYC@2000 | Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|01/18/2030
BHF5WT899 ........ Annuities ............. Exh 5 ....... Xevrerrnenrnens | ISR BB6K528 ....ccocvvee foeiviee oo e 146|........ 291,060]............ 2000|..c..cererenee. (0] ROV 121,996 |.coveviiiinns (0] ROV 126,366 |...cccvven fornne. 126,366 |.......... 4,370 (e (0] FU (0] T (0] PR (0] RN 0005 ..........
GOLDMAN
CALL OPTION SACHS
FEB30RTYC@2000 | Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|02/15/2030
BHFSWT8J7 ........ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 109]........ 217,200|............ L0100 U (0] R 91,688|......uunnneee (0] R 94,898 |...ccvvuene founnnnen 94,898(.......... 3,210 [ceeeeeiiininnnee (0] FUTRR [0 R (0] FURR (0] I 0005 ..........
GOLDMAN
CALL OPTION SACHS
MARS3ORTYC@210 |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|03/15/2030
0 BHFSWTS8RO ..... Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 116]........ 243,684|............ P AL0[0] RN (0] R 91,418 (0] R 94,868 |...cccvune founnnnen 94,868.......... 3,450 [c.eeveiiinnnnee (0] FUT [0 R (0] FRT (0] I 0005 ..........
GOLDMAN
CALL OPTION SACHS
JUNBORTYC@2000| Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|06/20/2030
BHFSWT9G2 ....... Annuities ............. Exh 5 ....... Xevrerreenreens | ISR BB6K528 ....ccocveee foeiviee o e LET4 R 274,180]......c..... 2000|..c..cererenee. (0] RV 118,809 |.cecuviiiinnns (0] ROV 123,140 .cceccees [, 123,140|.......... 4,331 [ o (0] FRTR (0] T (0] PR (0] RN 0005 ..........
CALL OPTION
MAR32SPXC@660 |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (03/26/2026(03/19/2032
0 BHFSWWHJO .... | Annuities ............. Exh5 ....... Xewaereernnnnnn BANK PLC ....... UKSB573 cooeieieeeeee oo s e 272|...... 1,793,088(............ (15100 ) PO (0] U 533,242 ... (0] U 516,452 ..o foenns 516,452|....... (16,790).. e eeeeennnnn [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
MAR27SPXC@640
0 BHFSWWHK7
Premium at Maturity | Index Linked Equity/Inde ROMUWSFPUSMP |03/26/2026|03/19/2027
2027-03-22 .......... Annuities ............. Exh5....... Xevreorreneens BNP PARIBAS .. RO8K5P83 ....cccoee |vweeees  foweeoe Joveeiies 177]...... 1,133,824|............ 6400|......ccccuneene 0].eeee 129,903 |...ccviinnens (o] VPO 127,610 e foenee, 127,610]......... (2,293)...cccviininns (0] FRPRRPRON (0] PR (0] FERPRRPRON (o] IR 0005 ..........
0159999999. Subtotal - purchased options - hedging other - call options and warrants 22,227,053| 6,078,616 0| 31,875,590] XXX 31,875,591| (3,080,546 0 (6,320 0 0] XXX XXX
PUT OPTION
MAY26MXEAP@22
47 05/15/2026 MORGAN
2247. PUT Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HL1 ......... Annuities ............. Exh5 ....... Xewarreernnnnnn INTL. PLC ........ F3BB653 ....cccevveee foeveeeee s e 196(........ 440,412f............ 2247 e (0] U 3,356 .. (0] PP 1,524 i |oeeinnnnns 1,524]......... (1,832).cccceiiines [0 PO [0 O [0 PO (0] 0005 ..........
PUT OPTION
MAY26MXEAP@13
70 05/15/2026 MORGAN
1370. PUT Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (03/27/2026)|05/15/2026
BHF5X6HNT ........ Annuities ............. Exh5....... X.. ... |INTL.PLC ........ F3BB653 ... [ PR I 954,890|. . |0005 ...




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

117903

1 4 5 6 7 8 9 10 1 12 15 17 21 22 23
Cumulative
Prior Current
Year(s) | Year Initial
Strike Initial Cost Cost of Credit Hedge
Price, of Un- Un- Quality |Effectiveness|
Type(s) Date of Rate or discounted | discounted Unrealized of at Inception
of Maturity | Number Index Premium Premium Valuation Refer- and at
Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Increase/ Potential ence | Quarter-end
Description (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Code (Decrease) Exposure | Entity (b)
PUT OPTION
MAY26MXEAP@22
61 05/15/2026
2261. PUT Equity/Inde 4PQUHN3JPFGFN [03/27/2026(05/15/2026
BHF5X6HRS ........ Xewaereernnnnnn F3BB653 ....cccevvvee fooveeeee s e 186|........ 420,546(............ 2261 [ (0] U 3,344 i O 1,529 e 1,629 (1,815).ccceeeeeeeeee O O O 0 e 0005 .
PUT OPTION
MAY26MXEAP@18
48 05/15/2026
1848. PUT Equity/Inde 4PQUHN3JPFGFN |03/27/2026(05/15/2026
BHF5X6HT4 ........ Xeverrerrnnnnns F3BB653 ....ccccevvee |ooveeee s e, 192]........ 354,816|............ 1848|.ccciiiiiinnn. (0] R 1,459 O304 e | 304 (1,155)..ceeeeeeeeeee. O O O Of et {0005
PUT OPTION
AUG26MXEAP@24
29 08/21/2026
2429. PUT Equity/Inde 4PQUHN3JPFGFN [03/27/2026(08/21/2026
BHF5X6HW?7 ....... Xewaereernnnnnn F3BB653 ....cceevvvee foeveeeee s e 143(........ 347,347 |.ceuunnn. 2429 (0] PP 8,590]|................ 0]..........6,660|........... |.......... 6,660 |......... (1,930)...ccvveeeeeeee O O e O e 0 e 0005 .
PUT OPTION
AUG26MXEAP@24
26 08/21/2026
2426. PUT Equity/Inde 4PQUHN3JPFGFN |03/27/2026(08/21/2026
BHF5X6HZ0 ........ Xeverrerrnnnnns F3BB653 ....ccccevvee |ooveeee s e, 217|........ 526,442|............ 2426 (0] R 12,497|................ 0[........ 10,022{ ........... [........ 10,022]......... (2,475)...ccceeeeeeeee. O O O, Of et {0005
PUT OPTION
NOV26MXEAP@18
21 11/20/2026
1821. PUT Equity/Inde 4PQUHN3JPFGFN [03/27/2026(11/20/2026
BHF5X6J21 ......... Xewaereernnnnnn F3BB653 ....cccevvvee foeveeeee s e 108........ 196,668|............ 1821 | e (0] U 2,699 O 1,642 [l 1,642 (1,057).ccceveeeeeeee O O O 0 e 0005 ..
PUT OPTION
DEC26MXEAP@16
40 12/18/2026
1640. PUT Equity/Inde 4PQUHN3JPFGFN |03/27/2026(12/18/2026
BHF5X6J47 ......... X.. F3BB653 ... B 905,280|............ 1640|....cevvvvennne Oeeeeeeee. 7,640 e Ofeen 8,037 | oo [ 6,037 | (1,603) e O O O O e 0005 ...
PUT OPTION
FEB27MXEAP@19
92 02/19/2027
1992. PUT Equity/Inde 4PQUHN3JPFGFN [03/27/2026(02/19/2027
BHF5X6J70 ......... Xewaereernnnnnn F3BB653 ...ccccvvveen fovvieee o et 53]........ 105,576(............ 1992 . (0] U 2,672|cccceiieeieee 0. 1,686 [ v [ 1,686 | (986)....ccvvvueeeeee Oeueieieeeeee O s O 0 el | 0005 ...
PUT OPTION
MAY27MXEAP@18
48 05/21/2027
1848. PUT Equity/Inde 4PQUHN3JPFGFN |03/27/2026(05/21/2027
BHF5X6J9% ......... Xeverrerrnnnnns F3BB653 ....cccceveee fooveeeee s e 1,056|......1,951,488|............ 1848|.ccciiiiiinnn. (0] R 35,334 |.....ccccceeeee. 0. 31,692 |l 31,692 (3,642).....cccceeeeee. O O O Of el {0005
PUT OPTION
MAY27MXEAP@20
17 05/21/2027
2017. PUT Equity/Inde 4PQUHN3JPFGFN [03/27/2026(05/21/2027
BHF5X6JB1 ......... Xewaereernnnnnn F3BB653 ...ccccvvvven fovvveeee o et 70]........ 141,190(............ 2017 [ (0] U 4,102 O 2,995 | i [ 2,995 (1,107).eeeeveeeeeeeeee O O e O 0 e 0005 .
PUT OPTION
AUG27MXEAP@20
78 08/20/2027
2078. PUT Equity/Inde 4PQUHN3JPFGFN |03/27/2026(08/20/2027
BHF5X6JF2 ......... Xeerrrrrnannns F3BB653 ...ccoovvvvee fooveee s i, 60]........ 124,680|............ 2078t (0] RO 4,783]............ 0f..........3,478] ... | 3,478 (1,305)......ccceeeeee. O O O 0 el {0005
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1 4 5 6 7 8 9 10 1 12 15 17 21 22 23
Cumulative
Prior Current
Year(s) | Year Initial
Strike Initial Cost Cost of Credit Hedge
Price, of Un- Un- Quality |Effectiveness|
Type(s) Date of Rate or discounted | discounted Unrealized of at Inception
of Maturity | Number Index Premium Premium Valuation Refer- and at
Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Increase/ Potential ence | Quarter-end
Description (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Code (Decrease) Exposure | Entity (b)
PUT OPTION
NOV27MXEAP@19
37 11/19/2027
1937. PUT Equity/Inde 4PQUHN3JPFGFN [03/27/2026(11/19/2027
BHF5X6JK1 ......... Xewaereernnnnnn F3BB653 ....cccvvvee fovveeeee e e 1,019(......1,973,803|............ 1937 | e (0] 56,310(....ccccceeeeee 0feeeen.. 51,7301 e foeeenn. 51,730 (4,580)...cccvvueeeeeee O O O O e 0005 ..........
PUT OPTION
NOV27MXEAP@20
68 11/19/2027
2068. PUT Equity/Inde 4PQUHN3JPFGFN |03/27/2026(11/19/2027
BHF5X6JPO ......... Xevrvrrnnnnnnns F3BB653 ....ccccvvvee |ooveeeee s e, [SX] . 130,284(............ 2068 |....ccceeeienns (0] R 5,364 |.....cccvvvnnnn 0. 4,085 e |onnnll. 4,085 (1,279).cceeeeeeeeeeee O O O O 0005 ..........
PUT OPTION
FEB28MXEAP@21
36 02/18/2028
2136. PUT Equity/Inde 4PQUHN3JPFGFN [03/27/2026(02/18/2028
BHF5X6JS4 ......... Xewaereernnnnnn F3BB653 ...ccccvvveen fovvvveee o et 79]........ 168,744(............ 2136 e (0] PP 7721 e 0. 6,461 [ [l 6,461 | (1,260)..cceeveeeeeeee O O O e O e 0005 ..........
PUT OPTION
MAY28MXEAP@22
07 05/19/2028
2207. PUT Equity/Inde 4PQUHN3JPFGFN |03/27/2026(05/19/2028
BHF5X6JWS ........ Xevvvrrnnnnnnns F3BB653 ....ccccvvvee |ooveeeee s e, [SX] . 139,041]..ccvvennee 2207 |eeeeeiiieenens (0] R 7,655(..ccciiiiiiinn 0. 6,364 | eneiiiiiin [l 6,364 . (1,291). e O O O O 0005 ..........
PUT OPTION
MAY28MXEAP@16
44 05/19/2028
1644. PUT Equity/Inde 4PQUHN3JPFGFN [03/27/2026(05/19/2028
BHF5X6JX3 ......... Xewaereernnnnnn F3BB653 ....cccevvvee foeveeeee s e 884|......1,453,296|............ 1644 |...cconeeennnne. (0] 36,863]........ceeeeee. 0f.een.. 33,497 | |eennnn.. 33,497 | (3,366)..cccvvvneeeee O O O O e 0005 ..........
PUT OPTION
AUG28MXEAP@23
66 08/18/2028
2366. PUT Equity/Inde 4PQUHN3JPFGFN |03/27/2026(08/18/2028
BHF5X6JZ8 ......... X.. F3BB653 ... B 130,130]..cvvvveeeee 2366 [ O 8,887 | O 7,610 e [t 7,610 | (1,277 e O O O O e 0005 ...
PUT OPTION
NOV28MXEAP@15
08 11/17/2028
1508. PUT Equity/Inde 4PQUHN3JPFGFN [03/27/2026(11/17/2028
BHF5X6K37 ......... Xewaereernnnnnn F3BB653 ....cccevvvee foeveeeee s e 674]......1,016,392f............ 1508 |.ccceeeinnnns (0] 26,926 |...cccevceeeeee O s 24211 | [ 24,211 | (2,715) ceeeeeeeeeeeee O O O e O e 0005 ..........
PUT OPTION
JUN29MXEAP@16
84 06/15/2029
1684. PUT Equity/Inde 4PQUHN3JPFGFN |03/27/2026(06/15/2029
BHF5X6K78 ......... Xeverrerrnnnnns F3BB653 ....ccccvvvee |ooveeee s e, 868|......1,461,712|............ 1684 |..ccccceiinnnn. (0] R 53,642|................ 0f........ 50,106 | ........... |........ 50,106 |......... (3,536)....cccceeeeeeee Ofeueiiiiiiiiices O O Of e 0005 ..........
PUT OPTION
NOV29MXEAP@16
76 11/16/2029
1676. PUT Equity/Inde 4PQUHN3JPFGFN [03/27/2026(11/16/2029
BHF5X6K9% ......... Xewaereernnnnnn F3BB653 ....ccccvvvee foeveeeee s e 639]......1,070,964(............ 1676 ccceeeennnns (0] 43,145.ccceciiieeene. 00 40,137 | oo 40,137 | (3,008)...ccvvvmeeeeee O O O O e 0005 ..........
PUT OPTION
FEB30OMXEAP@18
76 02/15/2030
1876. PUT Equity/Inde 4PQUHN3JPFGFN |03/27/2026(02/15/2030
BHF5X6KB9 ........ Xeerrrrrnannns F3BB653 ...ocoovvveee fooveeee i e, 529|........ 992,404)............ 1876 (o] O 49,017)...ccceeeeee . 0] 47,437 o [ 47,437 (1,580)....ccceeeeeeee. O O O O s 0005..........
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

€17903

1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
PUT OPTION
MAY30MXEAP@18
77 05/17/2030 MORGAN
1877. PUT Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/17/2030
BHF5X6KFO ......... Annuities ............. Exh5 ....... Xewaereernnnnnn INTL. PLC ........ F3BB653 ....cccevvvee fooveeeee s e 431|........ 808,987......ueeeen 1877 | (0] 42117 | (0] 40,533 .ccevnis feens 40,533 ]......... (1,584)..cccovinnnnns [0 PO [0 O [0 PO (0] 0005 ..........
PUT OPTION
AUG30MXEAP@19
69 08/16/2030 MORGAN
1969. PUT Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (03/27/2026)|08/16/2030
BHF5X6KHG ........ Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....ccccevvee |ooveeee s e, 340|........ 669,460|............ 1969 ]..ccciiiiiinnn. (0] R 38,906 .......0uuuueee (0] R 37,670 .cceeeeeens fornnnee 37,670|......... (1,236)...cccceeeeennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION
NOV30MXEAP@19
18 11/15/2030 MORGAN
1918. PUT Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|11/15/2030
BHF5X6KNS3 ........ Annuities ............. Exh5 ....... Xewaereernnnnnn INTL. PLC ........ F3BB653 ....cceevvvee foeveeeee s e 215]cueenns 412,370|............ 1918 e (0] 24,192 (0] 23,095]...ccccvnns Jeennnnnn 23,095]......... (1,097).ccceiiies [0 PO [0 O [0 PO (0] 0005 ..........
PUT OPTION
FEB31MXEAP@20
25 02/21/2031 MORGAN
2025. PUT Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (03/27/2026)|02/21/2031
BHF5X6KPS ........ Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....ccccevvee |ooveeee s e, 158]........ 319,950|............ 2025]..cccciiiiiinns (0] R 20,986 .......cuuuueee (0] R 20,136 .ceveeenens fornnnee 20,136 |...ccccnnnnn [CC1:10) I (0] FUTRR [0 R (0] FRT (0] I 0005 ..........
PUT OPTION
MAY31MXEAP@20
85 05/16/2031 MORGAN
2085. PUT Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/16/2031
BHF5X6KS2 ........ Annuities ............. Exh5 ....... Xewaereernnnnnn INTL. PLC ........ F3BB653 ....cccevvvee foeveeeee s e 156|........ 325,260|............ 2085(...cceeiiinnes (0] 22,926 |...cccuvunnnnnns (0] 21,953 | 21,953 e [CL4<) FETT— [0 PO [0 O [0 PO (0] 0005 ..........
PUT OPTION
AUG31MXEAP@22
04 08/15/2031 MORGAN
2204. PUT Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (03/27/2026)|08/15/2031
BHF5X6KX1 ........ |Annuities ............. Exh 5 ....... X.. ... |INTL. PLC ........ F3BB653 ... B 200,564|. .. 15,042]............ [CL1:) I (0 FUUUUUURRRTRRUTI o | ATRRRRRRRRRRRIN ¢ ) ASUUPPRPPPPIR o I 0005 ...
PUT OPTION GOLDMAN
MAY26RTYP@ 1800 SACHS
05/15/2026 1800. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|05/15/2026
PUT BHF5X6KZ6 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee fooveeee s e 600|...... 1,080,000|............ 1800 |.cccciiiinnnns (0] R 3,923 (0] R 2,044 (..o [ 2,044(......... (1,879)..ccceeiiiinns (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
MAY26RTYP@ 1809 SACHS
05/15/2026 1809. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|05/15/2026
PUT BHF5X6L36 .. [Annuities ............. Exh5....... Xevrvrrnnnnnnns | PPN BB6K528 .....ovvvvvee foeveeee s e 579|...... 1,047,411 oo 1809|..cciiiiiiinnns (0] R 3,911 [ (0] R 0[Sk (R A 2,061|......... (1,850)....cccceveennn (0] FUT (0] IO (0] FRT (0] 0005 ..........
PUT OPTION GOLDMAN
MAY26RTYP@1078| SACHS
05/15/2026 1078. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|05/15/2026
PUT BHF5X6L69 .. [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 1,378...... 1,485,484|............ 1078]cceeeiiiiinnns [0 FER [SX 71 R (0] FURTRRRRR 27 [ [ 27 [ceiiiinnne (605)......ccceeennnn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
MAY26RTYP@ 1600 SACHS
05/15/2026 1600. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|05/15/2026
PUT BHF5X6L85 .. [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 406|........ 649,600|............ 1600]..ccccieeennnns (0] R 1,354 e [0 FE 27457 PP [574] N (828)....cceevveenns (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
AUG26RTYP@209 SACHS
108/21/2026 2091. |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|08/21/2026
PUT BHF5X6LE2 .. [Annuities ............. Exh5....... Xeerrrrrnannns Lo, BB6K528 ...oovvvvvene oo s e, 621]...... 1,298,511)..ccceeenns 2091 | (o] O 36,418]...........e. (0] O 29,374 . [ 29,374]......... (7,044).....cccceens (0] PR [0 T (0] RO (0] I 0005..........
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1 5 6 7 8 10 11 15 17 21 22 23
Cumulative
Prior
Year(s)
Strike Initial Cost Credit Hedge
Price, of Un- Quality |Effectiveness|
Date of Rate or discounted Unrealized of at Inception
Maturity | Number Index Premium Valuation Refer- and at
Exchange, Counterparty Trade or of Received | (Received) Increase/ Potential ence | Quarter-end
Description or Central Clearinghouse Date | Expiration| Contracts (Paid) Paid Code (Decrease) Exposure | Entity (b)
PUT OPTION GOLDMAN
AUG26RTYP@207 SACHS
2 08/21/2026 2072. INTERNATIONA W22LROWP2IHZN (03/27/2026)|08/21/2026
PUT BHF5X6LF9 .. Lo BB6K528 .....ovvvvvee foeveeee s e 614|......1,272,208|............ 2072, 0]....... 34,032(................ 0}........ 27,368 ........... |........ 27,368|......... (6,664).......cccceeee. Ofeuvvvinvinnnnes O O Of et {0005
PUT OPTION GOLDMAN
NOV26RTYP@158 SACHS
9 11/20/2026 1589. INTERNATIONA W22LROWP2IHZN (03/27/2026|11/20/2026
PUT BHF5X6LJ1 .. Lo BB6K528 .....ovvvvvee foeveeee s e 315|........ 500,535|............ 1589]ccciiiiiiinnns O 7,221 e O 6,113 e | 6,113 (1,108)..ccceeeeeeeeee. Ofeeiiiiiiiieen O O Of et {0005
PUT OPTION GOLDMAN
DEC26RTYP@1518 SACHS
12/18/2026 1518. INTERNATIONA W22LROWP2IHZN (03/27/2026)|12/18/2026
PUT BHF5X6LM4 . L... .. BB6K528 .... . |0005 ..
PUT OPTION
FEB27RTYP@1776
02/19/2027 1776. W22LROWP2IHZN (03/27/2026)|02/19/2027
PUT BHF5X6LR3 . BB6K528 .....covvvvee fooveees s e 166]........ 294,816|............ 1776, 0feeeeeen 8,083 cceiiiiiiicccce O 7477 | | TATT | (606)........cceeeee. Ofeiiieeeees O O 0] .. ] 0005 e
PUT OPTION GOLDMAN
MAY27RTYP@1767| SACHS
05/21/2027 1767. INTERNATIONA W22LROWP2IHZN (03/27/2026)|05/21/2027
PUT BHF5X6LT9 .. Lo BB6K528 .....cevvveee fooveeee s e 308........ 544,236|............ 1767 |oeeeeeeeieenns 0]........ 17,886|.......ccccceee. 0fereeeen. 16,990 e | 16,990 (896).......ceeeeeee. Ofecieeeeeets O O 0] .. ] 0005 e
PUT OPTION GOLDMAN
MAY27RTYP@1838| SACHS
05/21/2027 1838. INTERNATIONA W22LROWP2IHZN (03/27/2026)|05/21/2027
PUT BHF5X6LUG . Lo BB6K528 .....cevvvvee fooveeee s e, 1,373|......2,523,574|............ 1838t 0]....... 93,242(................ 0]........ 88,842 ........... |........ 88,842|......... (4,400)......cccceeeee. Ofeurvniiiinnnnces O O Of et {0005
PUT OPTION GOLDMAN
AUG27RTYP@188 SACHS
4 08/20/2027 1884. INTERNATIONA W22LROWP2IHZN (03/27/2026)|08/20/2027
PUT BHF5X6LX0 .. Lo BB6K528 .....ovvvvvee foeveeee s e 175]........329,700(............ 1884 |.ccccceiininn. 0]....... 15,021 [ceeeiiiiiieee O v 14,493 | 14,493 (528)....cccceeeeee. Ofeciiiieees O O 0] . ] 0005 e
PUT OPTION GOLDMAN
NOV27RTYP@186 SACHS
5 11/19/2027 1865. INTERNATIONA W22LROWP2IHZN (03/27/2026|11/19/2027
PUT BHF5X6MO01 . Lo BB6K528 .....cevvvvee fooveeee s e, 1,449|......2,702,385|............ 1865]..cccciiiiinn. 0].......133,647|................ 0]....... 129,874 | ........... |....... 129,874 |......... (3, 773).ceeeeeeeeeeee O O O Of et {0005
PUT OPTION GOLDMAN
NOV27RTYP@200 SACHS
8 11/19/2027 2008. INTERNATIONA W22LROWP2IHZN (03/27/2026)|11/19/2027
PUT BHF5X6M27 . Lo BB6K528 .....ovvvvvee foeveeee s e 165]........ 331,320|............ 2008 |..cccceiiiennns 0f....... 19,903 |..ccevvviiicce 0frennnnn 19,276 | | 19,276 . (627)....ccceevveee. Ofeciieiiees O O 0] .. ] 0005
PUT OPTION GOLDMAN
FEB28RTYP@1897 SACHS
02/18/2028 1897. INTERNATIONA W22LROWP2IHZN (03/27/2026)|02/18/2028
PUT BHF5X6M84 . Lo BB6K528 .....ovvvvvee foeveeee s e 185]........ 350,945|............ 1897 |oeveviiiiiinnns 0]....... 19,835(.ceviiiiiicce 0 19,391 | . 19,391 (444Y).........ccc.... O O O 0] .. ] 0005 e
PUT OPTION GOLDMAN
MAY28RTYP@1571 SACHS
05/19/2028 1571. INTERNATIONA W22LROWP2IHZN (03/27/2026)|05/19/2028
PUT BHF5X6M92 . L... BB6K528 ... O O R 1,571 . |0005 ..
PUT OPTION GOLDMAN
MAY28RTYP@1775| SACHS
05/19/2028 1775. INTERNATIONA W22LROWP2IHZN (03/27/2026)|05/19/2028
PUT BHF5X6ME1 . Lo BB6K528 .....ovvvvvee foeveeee s e 151]........ 268,025|............ 1775, 0o 14,081 [ceeeiiiieee O 13,811 | | 13,811 (270).....cceeeeeee. Of e O O 0] .. ] 0005 e
PUT OPTION GOLDMAN
AUG28RTYP@203 SACHS
0 08/18/2028 2030. INTERNATIONA W22LROWP2IHZN (03/27/2026)|08/18/2028
PUT BHF5X6MH4 . Lo, BB6K528 ...oovvvvveee fooveeee s e, 129]........261,870|............ 20300t 0]........19,768|................ 0]........ 19,443 ... |........ 19,443|............ (325).....cccceeee. Of e O O Of . {0005




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

G1903

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
PUT OPTION GOLDMAN
NOV28RTYP@143 SACHS
211/17/2028 1432. |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|11/17/2028
PUT BHF5X6MJO0 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 1,502(...... 2,150,864|............ 1432 (0] R 86,740|........uuuueee (0] R 85,931 [.eeveeeeens forennne 85,931 [..cevvnenne (809)......ceeveenns (0] FUTRR [0 R (0] FURR (0] I 0005 ..........
PUT OPTION GOLDMAN
JUN29RTYP@1497 SACHS
06/15/2029 1497. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|06/15/2029
PUT BHF5X6MN1 . [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 1,885|...... 2,821,845|............ 1497 | [0 R 136,788 |cccvvveriiinns [0 R 137,16 oo [ 137,116 | <7225 R (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
NOV29RTYP@151 SACHS
5 11/16/2029 1515. |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|11/16/2029
PUT BHF5X6MR2 . | Annuities L... .. BBBK528 ......ccvet feennne R AR 1,420(...... 2,151,300 112,237|... 113,914]... 113,914]... .|0005 ..
PUT OPTION
FEB30RTYP@1672
02/15/2030 1672. Index Linked W22LROWP2IHZN (03/27/2026)|02/15/2030
PUT BHF5X6MV3 . [Annuities ............. Exh 5 ....... BB6K528 .....cevvvven fooveeee s i, 1,035(...... 1,730,520|............ 1672 [0 R 107,625 |cccevveeiinnnns [0 R 110,990 .cccoeeees [evnenn 110,990(.......... 3,365[...ceuiiiiinnne (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
MAY30RTYP@1652] SACHS
05/17/2030 1652. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|05/17/2030
PUT BHF5X6MX9 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvven fooveeee s e, 1,070|...... 1,767,640|............ 1652]cccciiiiiinnn. (0] R 110,571 [evvvvvvviiinnns [0 R 113,969 ..cccceeis [evnenn 113,969|.......... 3,398 e (0] FUTRR [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
AUG30RTYP@180 SACHS
4 08/16/2030 1804. |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|08/16/2030
PUT BHF5X6N26 . | Annuities ............. Exh 5 ....... Xevrerreenreens | ISR BB6K528 ....ccocveee foeiviee o e 699|...... 1,260,996............ 1804 |.eeciiiiiens (0] 92,238 ... (0] 95,143 . [ 95,143 |.......... 2,905|.ciciiiiine (0] FU (0] T (0] PR (0] RN 0005 ..........
PUT OPTION GOLDMAN
NOV30RTYP@195 SACHS
0 11/15/2030 1950. |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|11/15/2030
PUT BHF5X6N42 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 517|...... 1,008,150|............ 1950 |ccciiiiiiinnns (0] R 84,648]................ (0] R 87,169 ..cvveeeen [ 87,169|.......... 2,521 [cveiiiiiiiiee (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
FEB31RTYP@1821 SACHS
02/21/2031 1821. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|02/21/2031
PUT BHF5X6N75 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 323|........ 588,183|....ccccunt 1821, (0] R 44,942 ...l (0] R 46,442 i | 46,442|.......... JIR=10 0] R (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
MAY31RTYP@1731 SACHS
05/16/2031 1731. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|05/16/2031
PUT BHF5X6NAS8 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 357|........ 617,967 |.....cc..... £< 2 1 PO (0] R 44,398 |....cccceiiinn. (0] R 45,827 | .ceeeieie | 45,827].......... 1,429 (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
AUG31RTYP@193 SACHS
3 08/15/2031 1933. |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|08/15/2031
PUT BHF5X6NC4 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 272|........ 525,776|............ 1933, (0] R 44,933 ]...ccceiiiinn. (0] R 46,275 e | 46,275].......... 1,342 (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
APR26SPXP@4796 SACHS
04/17/2026 4796. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|04/17/2026
PUT BHF5X6NF7 . | Annuities . L... .. BB6K528 .... R R s .. 436]...... 2,091,056 . |0005 ..
PUT OPTION GOLDMAN
APR26SPXP@2196 SACHS
04/17/2026 2196. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|04/17/2026
PUT BHF5X6NL4 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 3,746|...... 8,226,216|............ 2196 |cciiiiiiiinnns [0 FER 186]ccceiiiiiinns (0] FUTRR [0 T R (0] FOTRRRRRR (186)...ccevveeeenns (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
APR26SPXP@3534 SACHS
04/17/2026 3534. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|04/17/2026
PUT BHF5X6NM2 . [ Annuities ............. Exh5....... Xeverrrernnnnns Lo, BB6K528 ...oovvvvveee fooveeee s e, 289|...... 1,021,326)............ 3534 ... (0] PO 248|........eenee (0] PP T3] s F4<1 TN [WNE) I (0] RO [0 T (0] PR (0] I 0005..........
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

91903

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
PUT OPTION GOLDMAN
APR26SPXP@4791 SACHS
04/17/2026 4791. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|04/17/2026
PUT BHF5X6NQ3 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 553|...... 2,649,423|............ 4791 | (0] R 2,895[....cuiiiinnnee (0] R 127 [ o 1,127 | (1,768)....ccccvveennn (0] FUTRR [0 R (0] FURR (0] I 0005 ..........
PUT OPTION GOLDMAN
MAY26SPXP@5223 SACHS
05/15/2026 5223. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|05/15/2026
PUT BHF5X6NT7 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 684 (...... 3,572,532|............ 57272 ] R (0] R 19,194 ... (0] R 10,271 | | 10,271 |cceeens (8,923)....cccevviennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
MAY26SPXP@5206 SACHS
05/15/2026 5206. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|05/15/2026
PUT BHF5X6NU4 . | Annuities L... .. BB6K528 .... R R e e 349 1,816,894 . |0005 ..
PUT OPTION
JUN26SPXP@5418
06/22/2026 5418. Index Linked W22LROWP2IHZN (03/27/2026)|06/22/2026
PUT BHF5X6NY6 . [Annuities ............. Exh 5 ....... BB6K528 .....covvvvee fooveees s e 636|...... 3,445,848|............ 5418..eeveiiiiinnnne (0] R 43,516 |..cccceeeinnnn. (0] R 28,924 |..cceeiien foenene 28,924|....... (14,592).....cccceeennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUN26SPXP@5416 SACHS
06/22/2026 5416. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|06/22/2026
PUT BHF5X6P40 .. [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvveee fooveeee s e 369|...... 1,998,504|............ 5416 |..euveninnnnnnee (0] R 25,182 (0] R 16,734 | | 16,734 |......... (8,448)......ccceeennn (0] FUTRR [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUL26SPXP@3870 SACHS
07/17/2026 3870. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|07/17/2026
PUT BHF5X6P57 .. [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 363|...... 1,404,810|............ 1740 N (0] R 7,014 e (0] R T4 s | 4741 |......... (VIVA) R (0] FUTRR [0 R (0] FURR (0] I 0005 ..........
PUT OPTION GOLDMAN
JUL26SPXP@5670 SACHS
07/17/2026 5670. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|07/17/2026
PUT BHF5X6P81 .. [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 515|...... 2,920,050]............ L1740 ) (0] R 60,506 .........uuuueee (0] R 43,412 i | 43,412]....... (17,094).......ccceeen (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUL26SPXP@2506 SACHS
07/17/2026 2506. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|07/17/2026
PUT BHF5X6PC2 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 3,288...... 8,239,728|............ 2506 |..ccccciiiinnnns (0] R 17,913, (0] R 1,567 [eeveeeennns o 1,567]....... (16,346).......ccccenn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUL26SPXP@5672 SACHS
07/17/2026 5672. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|07/17/2026
PUT BHF5X6PDO . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 385|...... 2,183,720|............ 5672[.eeeeiiiiinnnee (0] R 45,345 (0] R 32,539 .ceeeiiinn [ 32,539|....... (12,808)......ccccevnnnn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
AUG26SPXP@5747 SACHS
08/21/2026 5747. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|08/21/2026
PUT BHF5X6PJ7 .. [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 517|...... 2,971,199|............ S (0] R 81,581 [ (0] R 62,432 ..cceiiien fonnnnne 62,432|....... (19,149)......ccceeenn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
AUG26SPXP@5763 SACHS
08/21/2026 5763. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|08/21/2026
PUT BHF5X6PL2 .. | Annuities . L... .. BB6K528 .... R R ceieee e 343 1,976,709 . |0005 ..
PUT OPTION GOLDMAN
SEP26SPXP@5925 SACHS
09/18/2026 5925. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|09/18/2026
PUT BHF5X6PN8 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 416|...... 2,464,800|............ 5925[...ueiiiiiinnee (0] R 89,103 |.....uuuuennnnee (0] R 71,526 |.cceveeeens fonnnne 71,526|....... (17,577)cceeeiiieenen (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
SEP26SPXP@5937 SACHS
09/18/2026 5937. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|09/18/2026
PUT BHF5X6PT5 . [Annuities ............. Exh5....... Xeverrrernnnnns Lo, BB6K528 ...oovvvvveee fooveeee s e, 423]...... 2,511,351 ISR T4 N (o] O 91,772 (o] O 73,708 .cccviiiins fonnnnns 73,708....... (18,064).......cccevnns (0] RO [0 T (0] PR (0] I 0005..........
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21903

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
PUT OPTION GOLDMAN
OCT26SPXP@2664 SACHS
10/16/2026 2664. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|10/16/2026
PUT BHF5X6Q15 . [Annuities ............. Exh 5 ....... X.. F [ BB6K528 ... P R s 8,487,504|. .. 10,266|....... (31,144)......ccceeen 0. . |0005 ...
PUT OPTION GOLDMAN
NOV26SPXP@3901 SACHS
11/20/2026 3901. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|11/20/2026
PUT BHF5X6Q49 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 479|...... 1,868,579t 1S 01 1 O (0] R 19,815].cciiiiiiiins (0] R 16,110 s | 16,110]......... (3,705)....cccceveennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JAN27SPXP@2927 SACHS
01/15/2027 2927. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|01/15/2027
PUT BHF5X6Q80 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee foeveeee s e, 3,505(....10,259,135]|............ 2927 |ceeiiiiiiiins (0] R 79,626|.......cuuuueee (0] R 40,549 . | 40,549|....... (39,077).cccceeeeennnn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
FEB27SPXP@4345 SACHS
02/19/2027 4345. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|02/19/2027
PUT BHF5X6QA5 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....covvvvee fooveees s e 351|...... 1,5625,095|............ 4345 (0] R 27,558 ... (0] R PATEST0) I R 23,450]......... (4,108)....cccceveennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
APR27SPXP@3156 SACHS
04/16/2027 3156. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|04/16/2027
PUT BHF5X6QG2 . [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvven fooveeee s e, 4,176....13,179,456|............ 3156 cceeeeeiiinnnnee (0] R 146,807 |.cevvvvrennnnns [0 R 110,383 .ccceeeees [ 110,383(....... (36,424)..........cc... (0] FUTRR [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
APR27SPXP@4448 SACHS
04/16/2027 4448. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|04/16/2027
PUT BHF5X6QJ6 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 1541........ 684,992|............ 4448l (0] R 15,073 ccceiiiiinnnns (0] R 12,857 | | 12,857 |......... (VIVA15) R (0] FUTRR [0 R (0] FURR (0] I 0005 ..........
PUT OPTION GOLDMAN
MAY27SPXP@4532 SACHS
05/21/2027 4532. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|05/21/2027
PUT BHF5X6QK3 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 128]........ 580,096|............ 4532 (0] R 14,375 (0] R 12,276 | | 12,276 |......... (2,099).....cccceeennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUN27SPXP@4661 SACHS
06/17/2027 4661. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|06/17/2027
PUT BHF5X6QN7 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 126]........ 587,286|............ 4661 |.ccceiiiiienns (0] R 16,481 |.ccceiiiinnnns (0] R 14,187 | | 14,187 |......... (2,294)......cccceen (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUL27SPXP@4751 SACHS
07/16/2027 4751. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|07/16/2027
PUT BHF5X6QRS8 . [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 124]........ 589,124|............ 4751 | (0] R 18,248 |...ccccceeenn. (0] R LESK N IR R 15,861 |......... (2,387).cccceeieinnnnn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUL27SPXP@3448 SACHS
07/16/2027 3448. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|07/16/2027
PUT BHF5X6QS6 . |Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 3,799(....13,098,952|............ 3448|.......uuueeeee [0 R 201,586 |...cccceveeennns [0 R 176,130 .ccceeeeces [ovnnns 176,130{....... (25,456)......cccccennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
AUG27SPXP@4741 SACHS
08/20/2027 4741. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|08/20/2027
PUT BHF5X6QY3 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee fooveeee s e 100]........ 474,100(............ 4741 |, (0] R 15,386 |..cccceeeinnnns (0] R 13,438 s | 13,438|......... (1,948)....cccceveenn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
SEP27SPXP@4865 SACHS
09/17/2027 4865. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|09/17/2027
PUT BHF5X6R06 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 ............. I T 109]........ 530,285|............ 4865|.......ccceenn. (0] R 19,189 ccciiiiiinnnns (0] R 16,887 | |oeeeens 16,887 |......... (2,302)....cccceeeennn (0] FUT [0 R (0] FRT of ..
PUT OPTION GOLDMAN
OCT27SPXP@3710 SACHS
10/15/2027 3710. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|10/15/2027
PUT BHF5X6R30 . [Annuities ............. Exh5....... X.. v L BB6K528 ... i I ...12,228,160|............ 3710]................ 0].......248,683|................ 0].......218,709 ] ........... ....218,709]....... (29,974).....cceeeeenns 0].. . ]0005 ...
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
PUT OPTION GOLDMAN
OCT27SPXP@5061 SACHS
10/15/2027 5061. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|10/15/2027
PUT BHF5X6R63 . [Annuities ............. Exh 5 ....... X.. F [ BB6K528 ... P R s 546,588|. .. 20,224(......... (2,600)......cccceennnn 0. . |0005 ...
PUT OPTION GOLDMAN
NOV27SPXP@5214 SACHS
11/19/2027 5214. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|11/19/2027
PUT BHF5X6R89 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvver fooveees s e 81| eeeenn 422,334(............ [ (0] R 19,906 |....ccceeveennn (0] R 17,726 | e | 17,726 |......... (2,180)...cccceveeennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
DEC27SPXP@5248 SACHS
12/17/2027 5248. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|12/17/2027
PUT BHF5X6RB2 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvver fooveeee s e 741........ 388,352|............ 5248|......uuvnnnnee (0] R 19,167 |eeeveieiinnnns (0] R 17,144 i | 17,144 |......... (2,023).....ccceeeennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JAN28SPXP@5268 SACHS
01/21/2028 5268. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|01/21/2028
PUT BHF5X6RH9 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....covvvvee fooveees s e 129]........ 679,572|............ 5268/......uuvvnnnnee (0] R 34,974 .......uuueee. (0] R 31,588 .ceeeveiens foennee 31,588......... (3,386)....cccceeennnn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JAN28SPXP@3809 SACHS
01/21/2028 3809. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|01/21/2028
PUT BHF5X6RK2 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvven fooveeee s e, 3,057|....11,644,113|............ 3809..ceveviiinnnnee [0 R 285,417 |.ccoveeiinnens [0 R 257,248 .. | 257,248]....... (28,169).......ccceennnn (0] FUTRR [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
FEB28SPXP@5280 SACHS
02/18/2028 5280. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|02/18/2028
PUT BHF5X6RLO . |Annuities ............. Exh 5 ....... Xevrerreenreens | ISR BB6K528 ....ccocveee foeiviee o e 116]........ 612,480]............ [574:10] PN (0] 32,509 .cceiiiinnn. (0] 29,526 |.cccceinens [ 29,526 |......... (2,983).eeciieiinns (0] FU (0] T (0] PR (0] RN 0005 ..........
PUT OPTION GOLDMAN
MAR28SPXP@496 SACHS
6 03/17/2028 4966. |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|03/17/2028
PUT BHF5X6RQ9 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 187]........ 928,642|............ 4966 |.......ccceennn (0] R 43,343 (0] R 39,763 |.cceveiiin [ 39,763(......... (3,580)....cccceeeennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
APR28SPXP@4643 SACHS
04/21/2028 4643. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|04/21/2028
PUT BHF5X6RS5 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 140]........ 650,020|............ 4643 ... (0] R 26,734 .......uuueeeee (0] R 24914 | e [ 24,914]......... (1,820)....cccceveennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
APR28SPXP@3480 SACHS
04/21/2028 3480. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|04/21/2028
PUT BHF5X6RUO . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 3,899(....13,568,520|............ JZZ3:0) [0 R 318,626 |......ccccennn. [0 R 302,168 |..cuvunnnns |oeeennn 302,168|....... (16,458)......cccceennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
MAY28SPXP@5106 SACHS
05/19/2028 5106. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|05/19/2028
PUT BHF5X6RX4 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 129]........ 658,674|............ 5106 ..cevvveennnnnee (0] R 34,661 |......euunnnneee (0] R 32,143 | .o [ 32,143(......... (2,518)..cccceeiiinnns (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUN28SPXP@5259 SACHS
06/16/2028 5259. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|06/16/2028
PUT BHF5X6S39 .. [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvven fooveees s e (1] 515,382|............ 5259 |..cuiiiiiiinnnee (0] R 29,708|......cuuunneee (0] R PA101<] I R 27,508]......... (2,200).....cccceeennnn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUL28SPXP@5511 SACHS
07/21/2028 5511. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|07/21/2028
PUT BHF5X6S54 .. [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 ............. I T 105]........ 578,655|............ 5511 [cueeeeiiiiinnne (0] R 38,109|.....uuuueennnee (0] R 35,172 e [ 35,172|......... (2,937).cccceiiiinnnns (0] FUT [0 R (0] FRT of ..
PUT OPTION GOLDMAN
JUL28SPXP@3210 SACHS
07/21/2028 3210. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|07/21/2028
PUT BHF5X6S70 .. [Annuities ............. Exh5....... X.. v L BB6K528 ... i I ....12,300,720|............ 3210]................ 0].......282,724|................ 0].......259,036 | ........... ....259,036]....... (23,688)......ccccennns 0].. . ]0005 ...
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
PUT OPTION GOLDMAN
AUG28SPXP@5559 SACHS
08/18/2028 5559. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|08/18/2028
PUT BHF5X6SC9 . [Annuities ............. Exh 5 ....... X.. F [ BB6K528 ... P R s 505,869|. ..31,928]......... (2,615)..ccccceivnnnns 0. . |0005 ...
PUT OPTION GOLDMAN
SEP28SPXP@5702 SACHS
09/15/2028 5702. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|09/15/2028
PUT BHF5X6SF2 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvver fooveees s e E£] 450,458(............ Y407 R (0] R 33,124 ......uuuneee (0] R 30,657 [.eeveeeenns founnnne 30,657 |......... (2,467)....cccevveeenn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
OCT28SPXP@2985 SACHS
10/20/2028 2985. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|10/20/2028
PUT BHF5X6SM7 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee foeveeee s e, 3,656|....10,913,160|............ 2985|...ccciiiiiins [0 R 249,158 |...ccccveiennn. [0 R 187,612 e [ 187,612f....... (61,546)........cccc.n (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JAN29SPXP@3073 SACHS
01/19/2029 3073. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|01/19/2029
PUT BHF5X6SQ8 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvven fooveeee s i, 2,918(...... 8,967,014|............ Je1074<] AN [0 R 230,409 ...cccceeiinnns [0 R 187,727 | .coeeeeeie [ 187,727|....... (42,682)......cccccennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
APR29SPXP@3148 SACHS
04/20/2029 3148. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|04/20/2029
PUT BHF5X6SS4 . |Annuities ............. Exh 5 ....... Xevrerrnenrnens | ISR BB6K528 ....cvecvvee feevieee e e 3,708)....11,672,784(|............ 3148 (0] ROV 326,242|......cuc.... (0] RV 292,917 |.ccveeies [, 292,917 |....... (33,325)...cuveuennn. (0] FU (0] T (0] PR (0] RN 0005 ..........
PUT OPTION GOLDMAN
JUL29SPXP@3429 SACHS
07/20/2029 3429. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|07/20/2029
PUT BHF5X6SW5 [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 3,610(....12,378,690|............ 3429|...ciiiiiinnnee [0 R 410,742 e [0 R 409,068 (........... [evvene 409,068|......... (1,674).....cccceeenn (0] FUTRR [0 R (0] FURR (0] I 0005 ..........
PUT OPTION GOLDMAN
NOV29SPXP@3465) SACHS
11/16/2029 3465. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|11/16/2029
PUT BHF5X6SY1 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 5,131(....17,778,915|............ 3465[.....cuuunnnnee [0 R 637,632|...cccceeeinnn. [0 R 651,635 ..cuuunnnns |oeeens 651,635]........ 14,003 ]...ccceeeennnns (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
FEB30SPXP@3888 SACHS
02/15/2030 3888. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|02/15/2030
PUT BHF5X6T04 .. [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 4,010]....15,590,880............ 3888|.....euveennnee [0 R 693,716 |..cccceeeinnns [0 R 704,086 . .ccuunnns |oerennn 704,086|........ 10,370 ccceeiieinnnns (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
APR30SPXP@3993 SACHS
04/18/2030 3993. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|04/18/2030
PUT BHF5X6T38 .. [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvvee fooveeee s e, 1,441|...... 5,753,913|............ 3993 [0 R 274,293 |..ccccceeiinnn. [0 R 277,717 | | 277,717 |eeeeeens 3,424 |.....cuuunnnene (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
MAY30SPXP@4098 SACHS
05/17/2030 4098. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|05/17/2030
PUT BHF5X6T79 .. | Annuities ............. Exh 5 ....... Xevrerreenreens | ISR BB6K528 ....cvecvvee feeveee e e 1,316|...... 5,392,968|............ 4098|.....cccuenne. (0] ROV 271,036 |..cccvereenen. (0] RV 273,811 | [, 273,811 e 2,775 | i (0] FRTR (0] T (0] PR (0] RN 0005 ..........
PUT OPTION GOLDMAN
JUN30SPXP@4287 SACHS
06/20/2030 4287. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|06/20/2030
PUT BHF5X6T95 .. [ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvven fooveeee s e, 1,211]...... 5,191,557|............ 4287 |.cceeeeiieens [0 R 284,348 ... [0 R 285,238 .. |oeeenn 285,238 |..cccceeenns IS0 (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUL30SPXP@4372 SACHS
07/19/2030 4372. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|07/19/2030
PUT BHF5X6TD6 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 ............. I T A 1,263|...... 5,521,836|............ 4372, [0 R 315,068 .....ccceeennnnn [0 R 315,325 s | 315,325 257 [ceiiinnne (0] FUT [0 R (0] FRT of ..
PUT OPTION GOLDMAN
AUG30SPXP@4280 SACHS
08/16/2030 4280. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|08/16/2030
PUT BHF5X6TH7 . [Annuities ............. Exh5....... X.. v L BB6K528 ... i beveeeee feeeenn.. 983 4,207,240|. 234,059].. 235,363]........... ....235,363].......... 1,304 e 0].. . ]0005 ...
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
PUT OPTION GOLDMAN
SEP30SPXP@4581 SACHS
09/20/2030 4581. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026)|09/20/2030
PUT BHF5X6TLS .. [Annuities ............. Exh 5 ....... X.. F [ BB6K528 ... P R s .. 454(...... 2,079,774|. 130,610.. 129,521]........... ...129,521|......... (1,089)....cccceeennnn 0. . |0005 ...
PUT OPTION GOLDMAN
OCT30SPXP@4744 SACHS
10/18/2030 4744. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|10/18/2030
PUT BHF5X6TP9 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 401]...... 1,902,344|............ 4744 ......oovee [0 R 127,448 |ccccceeeeennnn [0 R 126,008 ].....ccccc. [evrenn 126,008......... (1,440)......ccceeennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
NOV30SPXP@4758 SACHS
11/15/2030 4758. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN [03/27/2026|11/15/2030
PUT BHF5X6TS3 . |Annuities ............. Exh 5 ....... Xevrerreenrnens | ISR BB6K528 ....ccocvvee feevviee o e 509|...... 2,421,822]....c..c.. 4758 ... (0] RV 164,216 |.ccccviinnnnns (0] ROV 162,386 |..ccccvvens foenne. 162,386 |......... (1,830) e (0] FRTR (0] T (0] PR (0] RN 0005 ..........
PUT OPTION GOLDMAN
DEC30SPXP@4885 SACHS
12/20/2030 4885. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|12/20/2030
PUT BHF5X6TU8 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....covvvvee fooveees s e 434|...... 2,120,090|............ 4885|......ccceeenns [0 R 151,408 |.ccccvveeiinnns [0 R 149,199 ... [ 149,199(......... (2,209).....cccceeennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JAN31SPXP@4991 SACHS
01/17/2031 4991. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026|01/17/2031
PUT BHF5X6TYO . |Annuities ............. Exh 5 ....... Xevrerrnenrnens | ISR BB6K528 ....ccocvvee foeiviee oo e 337|...... 1,681,967|............ 4997 |, (0] ROV 125,599 |...ccviiiinns (0] ROV 123,207 |.ccveieees [, 123,207 |......... (2,392)...cccviiiinns (0] FU (0] T (0] PR (0] RN 0005 ..........
PUT OPTION GOLDMAN
FEB31SPXP@4923 SACHS
02/21/2031 4923. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|02/21/2031
PUT BHF5X6TZ7 .. | Annuities ............. Exh 5 ....... Xevrerreenreens | ISR BB6K528 ....ccocveee foeiviee o e 335|...... 1,649,205(............ 4923 ..., (0] ROV 122,037 |.ceveviiiinns (0] RV 119,638 ]..ccccees [ 119,638|......... (2,399)...cccviiiins (0] FU (0] T (0] PR (0] RN 0005 ..........
PUT OPTION GOLDMAN
MAR31SPXP@459 SACHS
5 03/21/2031 4595. |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|03/21/2031
PUT BHF5X6U28 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 405(...... 1,860,975|............ 4595 [0 R 124,928 |.ccccvvvvvnnnne [0 R 123,169 ..cccceees [ 123,169|......... (1,759)...ccceveinnnns (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
APR31SPXP@4309 SACHS
04/18/2031 4309. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|04/18/2031
PUT BHF5X6U51 . |Annuities ............. Exh 5 ....... Xevrerreenreens | ISR BB6K528 ....ccocveee foeiviee o e 451|...... 1,943,359............ 4309]..cueeirnnn. (0] RV 119,641 |.coveiiiiinns (0] ROV 119,118 [, 119,118 (523).eevieeenenen (0] FRTR (0] T (0] PR (0] RN 0005 ..........
PUT OPTION GOLDMAN
MAY31SPXP@4758 SACHS
05/16/2031 4758. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|05/16/2031
PUT BHF5X6U93 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 462|...... 2,198,196]|............ Y£1:] RN [0 R 158,811 [cevvvvvvriinnnns [0 R 155,483 |..cccccees [evnnnn 155,483 (......... (3,328)...cccceeeeennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUN31SPXP@4885 SACHS
06/20/2031 4885. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|06/20/2031
PUT BHF5X6UAOQ . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 476]|...... 2,325,260]|............ 4885|......ccceeenns [0 R 176,908 |..ccvvvvvernnns [0 R 172,236 ..cccceees [evnenn 172,236 |......... (4,672).....cccceeennn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
JUL31SPXP@5049 SACHS
07/18/2031 5049. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|07/18/2031
PUT BHF5X6UE2 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee fooveeee s e 412]...... 2,080,188|............ 5049.....uuunnnnnnee [0 R 167,635 |ccccvvveiiinnnns [0 R 162,342 [ovnnnn 162,342(......... (5,293)...cccciiiinnnn (0] FUT [0 R (0] FRT (0] I 0005 ..........
PUT OPTION GOLDMAN
AUG31SPXP@5203] SACHS
08/15/2031 5203. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|08/15/2031
PUT BHF5X6UKS8 . [Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 ............. I T 340(...... 1,769,020|............ [0 AN [0 R 150,114 |ceevvveiiiiinnns [0 R 144,670 ..o [evnnnn 144,670(......... (5,444).............. (0] FUT [0 R (0] FRT of ..
PUT OPTION GOLDMAN
SEP31SPXP@5397 SACHS
09/19/2031 5397. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026)|09/19/2031
PUT BHF5X6UM4 . [Annuities ............. Exh5....... X.. v L BB6K528 ... i e e 2991 1,613,703). 145,719].. 139,998]........... ....139,998|......... [CRZA) IR 0].. . ]0005 ...




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date |Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion Iltem Exposure | Entity (b)
0169999999. Subtotal - purchased options - hedging other - put options 0| 10,425,417 0] 9,773,023] XXX 9,773,023 (652,394 0 0 0 0] XXX XXX

12903

Interest Rate Swap
With DMGSW RCV
SR10Y PAY 5.00
02/05/2028 Interest DEUTSCHE 7LTWFZYICNSX8D |02/01/2018|02/05/2028
BME2HCYGS ....... Asset Portfolio ...... D1 Rate......... BANK AG ......... B21K86 .oovevveeeene fevvieee e e 0}..250,000,000]........... 0.048/....3,317,500 |-....cvenvnvee (0] IS (o] N 352,922 .cccins [ 352,922]....... (14,437 ) e (0] S (0] S (0] S (o] [P 0004 ..........
Interest Rate Swap
With JPMORGAN
CHASE BK RCV
SR10Y PAY 5.00 JPMORGAN
02/05/2028 CHASE BANK  7HBGLXDRUGQFU |02/01/2018|02/05/2028
BME2HCYJ9 ........ Asset Portfolio ...... NA. ... .. 57RNE97 ............. s e ..
Interest Rate Swap
With PARSW RCV
SR10Y PAY 5.00
02/06/2028 Interest ROMUWSFPU8MP |02/02/2018|02/06/2028
BME2HF2NS ........ Asset Portfolio ...... D1 Rate......... BNP PARIBAS .. RO8K5P83 .....cce. [oeereee foeve e 0}..200,000,000]........... 0.048/....3,111,000|....ccvennvene. [0] S (o] B 276,822 e fennne 276,822|....... (11,361 (0] [0] S (0] S (o] [P 0004 ..........
Interest Rate Swap
With PARSW RCV
SR10Y PAY 5.00
02/08/2028 Interest ROMUWSFPUSMP |02/06/2018|02/08/2028
BME2HLAAG ........ Asset Portfolio ...... D1 Rate......... BNP PARIBAS .. RO8K5P83 ....cccce. foeeicee fovie e, 0]..200,000,000........... 0.048/....2,960,000|................ (o) PSP 0f....... 278,224 ..ccccie | 278,224 |....... (11,406)..0.ccvenenee o] ST (o) PSP o] ST [o] IFERVIO 0004 ..........
0179999999. Subtotal - purchased options - hedging other - caps 11,548,500 0 0 1,119,349| XXX 1,119,349 (45,864 0 0 0 0] XXX XXX
CALL OPTION
APR28SPXC@4251
04/21/2028 4251.
CALL BHF3WST7R7;
CALL OPTION
APR28SPXC@1006
4.04/21/2028 10064
CALL BHF3WS729 MORGAN
Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/21/2028
2028-04-25 .......... Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 covvvees foviees oveee e 3,899|....27,907,093|. 4251 / 10064 |....4,580,162|.......... 7,978 0|.. 10,259,685 (A......... .. 10,259,685|...(1,121,907)......cvenenven. o] - (7,978). e [o] N 200,284 | .......... 0005 ..........
CALL OPTION
OCT28SPXC@381
2 10/20/2028 3812.
CALL
BHF3WS7W86;
CALL OPTION
OCT28SPXC@119
67 10/20/2028
11967 CALL
BHF3WS7X4 MORGAN
Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|10/20/2028
2028-10-24 .......... Annuities ............. Exh5 ....... Xewreresessens INTL. PLC ........ F3BBB53 .oovvvenns foveenes oveene e 3,656 |....28,844,012|. 3812 / 11967]....5,650,905|.......... 7,013 0].. 11,284,290(A......... .. 11,284,289]...(1,102,318)......c0cnvenes [o] PR (7,013). e 0. 230,703] ..ocvune 0005 ..........

. 10004 ...

.. 150,000,000(. ....2,160,000|................ 0]. 211,381 .o ....211,381]......... (8,660).....cceennnns 0f..




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

¢c¢’903

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
JUL26SPXC@3224

07/17/2026 3224.
CALL BHF3WS805;
CALL OPTION
JUL26SPXC@7893
07/17/2026 7893.
CALL BHF3WS8H8 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/17/2026
2026-07-21 .......... Annuities ............. Exh5....... Xevrvrrnnnnnnns INTL. PLC ........ F3BB653 ....ccccvvvee |ooveeee s e 3,288(....18,276,348|...3224 / 7893|.... 5,359,504 |........ 45,612].cccciiiinnn. 0].. 10,946,822 (......... .. 10,946,821]...(1,024,718)........cuu.ee. [0 R (45,612)....cccceveenns (0] R 49,708 .......... 0005 ..........
CALL OPTION
OCT26SPXC@345
8 10/16/2026 3458.
CALL BHF3WS839;
CALL OPTION
OCT26SPXC@851
3 10/16/2026 8513.
CALL BHF3WS8B1 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|10/16/2026
2026-10-20 .......... Annuities ............. Exh5....... Xevvvrrnnnnnnns INTL. PLC ........ F3BB653 ....ccccevvee fooveeeee s e 3,186|....19,069,803|...3458 / 8513|....4,723,312|........ 35,140|.....uunenene 0]....9,978,890("......... ....9,978,890]...(1,026,535)................ [0 R (35,141).cccceeeennnnns (0] R 70,404 .......... 0005 ..........
CALL OPTION
APR27SPXC@4071
04/16/2027 4071.
CALL BHF3WS854;
CALL OPTION
APR27SPXC@8726
04/16/2027 8726.
CALL BHF3WS9R5 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/16/2027
2027-04-20 .......... Annuities ............. Exh 5 ....... X.. ... |INTL. PLC ........ F3BB653 ... e s
CALL OPTION
JUL27SPXC@4338
07/16/2027 4338.
CALL BHF3WS8A3;
CALL OPTION
JUL27SPXC@8699
07/16/2027 8699.
CALL BHF3WS862 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/16/2027
2027-07-20 .......... Annuities ............. Exh5....... Xeverrrrrnnnnns INTL. PLC ........ F3BB653 ...ccoovvveee oo i e, 3,799/....24,763,782|...4338 / 8699|.... 3,733,121]........ 14,391 | 0]....9,139,989("......... ....9,139,989]...(1,051,477)................ 0]....... (14,391

...26,720,136)...4071/8726|.... 4,654,274

.. 10,936,252 ".. . [--10,936,252]...(1,229,844)................ 0f....... (22,355)................ 0].......136,498 | .......... 0005 ...

................ 0|.......140,803] .......... |0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
OCT27SPXC@450
7 10/15/2027 4507.
CALL BHF3WS8C9;
CALL OPTION
OCT27SPXC@967
5 10/15/2027 9675.
CALL BHF3WS8Y1 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|10/15/2027
2027-10-19 .......... Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....ccccvvvee |ooveeee s e 3,296|....23,371,936|...4507 / 9675|.... 3,059,296 |.......... 8,582 ...cuuiiiiinnne 0]....7,655,354("......... ....7,655,354|..... (977,099)....ccvvvvvennns (0] R (8,582
CALL OPTION
APR26SPXC@2734
04/17/2026 2734.
CALL BHF3WS8F2;
CALL OPTION
APR26SPXC@5827
04/17/2026 5827.
CALL BHF3WS7V8 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/17/2026
2026-04-21 .......... Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....ccccevvee fooveeeee s e 3,746|....16,034,753|...2734 / 5827 |.... 7,178,481 |........ 65,433 |......cuuneeee 0].. 11,507,735(A......... .. 11,507,734 ]....... 199,347 |cevvvvvvrirannn [0 R (65,432).....cccceennnn (0] R 17,303] .......... 0005 ..........
CALL OPTION
JUL26SPXC@4426
07/17/2026 4426.
CALL BHF3WS8RS6;
CALL OPTION
JUL26SPXC@6413
07/17/2026 6413.
CALL BHF3WS8D7 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/17/2026
2026-07-21 .......... Annuities ............. Exh 5 ....... X.. ... |INTL. PLC ........ F3BB653 ... B
CALL OPTION
JAN27SPXC@3786
01/15/2027 3786.
CALL BHF3WS8U9;
CALL OPTION
JAN27SPXC@9289
01/15/2027 9289.
CALL BHF3WS896 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|01/15/2027
2027-01-20 .......... Annuities ............. Exh5....... Xeverrrrrnnnnns INTL. PLC ........ F3BB653 ...ccoovvveee oo i e, 3,505/....22,913,938|...3786 / 9289|.... 4,478,684 |........ 27,306]................ 0].. 10,004,044 [A......... .. 10,004,044 ]...(1,134,807)................ 0]....... (27,306).....ccceeennns 0]....... 102,123] .......... 0005..........

................ 0f.......145,135( .......... [0005 ..........

...... 1,967,279...4426 / 6413|.......263,736

637,418 (7. ....637,419|....... (18,250)......c0veennen of. .(2,245)...cviinen. 0f......... 5,351 ... 0005 ...




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)

2903

CALL OPTION
JAN28SPXC@4554
01/21/2028 4554.
CALL BHF3WS8Z8;
CALL OPTION
JAN28SPXC@1052
8 01/21/2028 10528
CALL BHF3WS7S5 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|01/21/2028
2028-01-25 .......... Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....ccccvvvee |ooveeee s e 3,057|....23,052,837|.4554 / 10528 ....2,912,488|.......... 6,264 ...........e. 0]....7,155,254 (A......... ....7,155,2541..... (907,007 )..ccvvvvernnnns (0] R (6,264)..........c..... [0 R 155,113 .ovvveees 0005 ..........
CALL OPTION
JUL29SPXC@4441
07/20/2029 4441.
CALL BHF3WS953;
CALL OPTION
JUL29SPXC@1376
5 07/20/2029 13765
CALL BHF3WS8X3 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/20/2029
2029-07-24 .......... Annuities ............. Exh5....... Xevvvrrnnnnnnns INTL. PLC ........ F3BB653 ....ccccevvee fooveeeee s e 3,610/....32,861,830|. 4441/ 13765|.... 4,631,834 |.......... 3,900 ..cevveennnnnee 0]....9,759,979(A......... ....9,759,979]...(1,040,430)................ (0] R (3,901).ccceeiiiinnnns [0 R 298,792| .......... 0005 ..........
CALL OPTION
APR29SPXC@4080
04/20/2029 4080.
CALL BHF3WS9A2;
CALL OPTION
APR29SPXC@1374
3 04/20/2029 13743
CALL BHF3WSA77 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/20/2029
2029-04-24 .......... Annuities ............. Exh 5 ....... X.. ... |INTL. PLC ........ F3BB653 ... e s
CALL OPTION
JAN29SPXC@3976
01/19/2029 3976.
CALL BHF3WS9E4;
CALL OPTION
JAN29SPXC@1283
9 01/19/2029 12839
CALL BHF3WS9J3 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|01/19/2029
2029-01-23 .......... Annuities ............. Exh5....... Xeverrrrrnnnnns INTL. PLC ........ F3BB653 ...ccoovvveee oo i e, 2,918/....24,533,085|. 3976 / 12839|....4,318,621|.......... 4647 i 0]....8,718,725| ......... ....8,718,725]..... (872,820)....cccvvvnnnns (0] OO (4,647). oo 0]....... 205,560 .......... 0005..........

...33,043,842).4080 / 13743|.... 5,402,243

.. 10,920,395|".. . [-- 10,920,396 ...(1,097,574)................ of. .(5,059)....uviennnn. 0f.......288,899 .......... 0005 ...




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Gc'909

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
APR26SPXC@4061
04/17/2026 4061.
CALL BHF3WS9F1;
CALL OPTION
APR26SPXC@6105|
04/17/2026 6105.
CALL BHF3WS8G0 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/17/2026
2026-04-21 .......... Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....ccccevvee |ooveeee s e, 289|...... 1,468,987|...4061 / 6105|....... 265,409|.......... A% 70| [0 R 581,722 e | 581,722]........ 12,461 e (0] R (2,419)..ccccciiinnnns (0] R 1,585 .......... 0005 ..........
CALL OPTION
JUL28SPXC@3984

07/21/2028 3984.
CALL BHF3WS9S3;
CALL OPTION
JUL28SPXC@1051
307/21/2028 10513
CALL BHF3WS9N4 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/21/2028
2028-07-25 .......... Annuities ............. Exh5....... Xevvvrrnnnnnnns INTL. PLC ........ F3BB653 ....ccccevvee fooveeeee s e 3,832|....27,776,252|. 3984 / 10513|.... 5,316,115 |.......... 7,699..cuiiiinnnnne 0].. 11,104,386 |~......... .. 11,104,386 ...(1,124,115).......uuuueeee (0] R (7,699).....ccccevennn [0 R 211,062] .......... 0005 ..........
CALL OPTION
NOV27RTYC@219
8 11/19/2027 2198.
CALL BHF3WS9U8;
CALL OPTION
NOV27RTYC@346
8 11/19/2027 3468.
CALL BHF3WSB76 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|11/19/2027
2027-11-23 .......... Annuities ............. Exh 5 ....... X.. ... |INTL. PLC ........ F3BB653 ... e s
CALL OPTION
MAY26RTYC@131
4 05/15/2026 1314.
CALL BHF3WSA10;
CALL OPTION
MAY26RTYC@216
0 05/15/2026 2160.
CALL BHF3WSA28 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|05/15/2026
2026-05-19 .......... Annuities ............. Exh5....... Xeverrrrrnnnnns INTL. PLC ........ F3BB653 ...ccoovvveee oo i e, 1,378]...... 2,393,586|...1314 / 2160]|....... 717,988].......... 6,449].........e.ee. 0]....1,132,515| ......... ....1,132,515]........ 23,622]................ (0] OO (6,449).....ccceeenns (0] RO 4,202 .......... 0005..........

.......... 0005 ...

4,105,017(...2198 / 3468 |....... 336,184

711,015|~.. .. 711,015 21,119, of.
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
MAY26RTYC@182

7 05/15/2026 1827.
CALL BHF3WSAS51;
CALL OPTION
MAY26RTYC@251
5 05/15/2026 2515.
CALL BHF3WSC91 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|05/15/2026
2026-05-19 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .vvvvees fovvee oeverne e 406|........ 881,426|...1827 / 2515]|....... 108,724 ............. [S7(C] A 0f...... 237,554 | i foeee 237,555|.......... 8,363 v (0] IS [CLa 4 RA— 0] AR 1,547 [ oovnne 0005 ..........
CALL OPTION
MAY27RTYC@224
0 05/21/2027 2240.
CALL
BHF3WSAW2;
CALL OPTION
MAY27RTYC@352
4 05/21/2027 3524.
CALL BHF3WS9V6 MORGAN
Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|05/21/2027
2027-05-25 .......... Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 ..ooveveveres forveeee fooveeeee i 1,373/......3,956,986|...2240 / 3524|....... 261,822|.......... 1,157 [ of....... 608,963 |M.....cu. foreen 608,963|........ 29,924 |.....couc..... (0] O [GIR]:7 of....... 21,122 o 0005 ..........
CALL OPTION

NOV28RTYC@180
411/17/2028 1804.
CALL BHF3WSBAGY;
CALL OPTION
NOV28RTYC@421
111/17/2028 4211.
CALL BHF3WSAX0 MORGAN
Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|11/17/2028
2028-11-21 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 ..ooveveveves foeveeee oo i 1,502/......4,517,265|...1804 / 4211|....... 756,635|............. 899 0[...1,304,794|A......... ....1,304,794/.......... 8,255]....cucuernnn (0] AU (899
CALL OPTION
DEC26RTYC@188
6 12/18/2026 1886.
CALL BHF3WSBFS;

CALL OPTION

DEC26RTYC@301

112/18/2026 3011.

CALL BHF3WSAQ5 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023(12/18/2026

2026-12-22 .......... Annuities ............. Exh5....... Xewereesnneens INTL.PLC ........ F3BB653 ...eoeeeeee | e e 898|...... 2,198,753(...1886 / 3011]....... 279,410].......... 1,822 0f....... 572,853 | 572,854|.......... 8,360|....cccnnn..nn. Of.eeenn (1,822 Ofveeeeen 9,314 .......... 0005 ..........




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Description

Description
of Item(s)
Hedged,
Used for

Income

Generation

or Replicated

Exchange, Counterparty
or Central Clearinghouse

6

Trade
Date

7

Date of
Maturity

or

Expiration

8

Number

of

Contracts

9

Notional

Amount

10

Strike
Price,
Rate or
Index
Received
(Paid)

11

Cumulative
Prior
Year(s)
Initial Cost
of Un-
discounted
Premium
(Received)
Paid

12

Current
Year Initial
Cost of

Un-

discounted
Premium
(Received)
Paid

15

Code

Unrealized

Valuation
Increase/

(Decrease)

19

Current
Year's
(Amorti-
zation)/

Accretion

21

Potential
Exposure

22

Credit
Quality
of
Refer-
ence
Entity

23

Hedge
Effectiveness|
at Inception
and at
Quarter-end

(b)

12’903

CALL OPTION
JUN29RTYC@1838
06/15/2029 1838.
CALL BHF3WSBLS5;
CALL OPTION
JUN29RTYC@3400
06/15/2029 3400.
CALL BHF3WSAU6
Premium at Maturity
2029-06-20 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF3WSBTS; CALL|
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF3WSC34
Premium at Maturity
2026-05-19 ..........
CALL OPTION
MAY28RTYC@188
4 05/19/2028 1884.
CALL BHF3WSBVS;
CALL OPTION
MAY28RTYC@366
9 05/19/2028 3669.
CALL BHF3WSBO01
Premium at Maturity
2028-05-23 ..........
CALL OPTION
NOV27MXEAC@23
03 11/19/2027
2303. CALL
BHF3WSC67; CALL|
OPTION
NOV27MXEAC@57
38 11/19/2027
5738. CALL
BHF3WSCWO0
Premium at Maturity
2027-11-23 ..........

Index Linked

Annuities .............

Index Linked

Annuities .............

Index Linked

Annuities .............

Index Linked

Annuities .............

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653 .............

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653 .............

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653 .............

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL.PLC ........ F3BB653 .............

10/02/2023

10/02/2023

10/02/2023

10/02/2023

06/15/2029

05/15/2026

05/19/2028

11/19/2027

1,885

4,936,815

1,961,707

4,361,882

4,096,890

...1838 / 3400

...1669 / 3960

...1884 / 3669

...2303 /5738

894,180

379,790

664,198

248,058




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Description

Description
of Item(s)
Hedged,
Used for

Income

Generation

or Replicated

Exchange, Counterparty
or Central Clearinghouse

6

Trade
Date

7

Date of
Maturity

or

Expiration

8

Number

of

Contracts

9

Notional

Amount

10

Strike
Price,
Rate or
Index
Received
(Paid)

11

Cumulative
Prior
Year(s)
Initial Cost
of Un-
discounted
Premium
(Received)
Paid

12

Current
Year Initial
Cost of

Un-

discounted
Premium
(Received)
Paid

15

Code

Unrealized

Valuation
Increase/

(Decrease)

19

Current
Year's
(Amorti-
zation)/

Accretion

21

Potential
Exposure

22

Credit
Quality
of
Refer-
ence
Entity

23

Hedge
Effectiveness|
at Inception
and at
Quarter-end

(b)

8¢'903

CALL OPTION
MAY27MXEAC@22
91 05/21/2027
2291. CALL
BHF3WSCJ9; CALL
OPTION
MAY27MXEAC@50
86 05/21/2027
5086. CALL
BHF3WSCR1
Premium at Maturity
2027-05-25 ..........
CALL OPTION
JUN29MXEAC@21
10 06/15/2029
2110. CALL
BHF3WSCS9;
CALL OPTION
JUN29MXEAC@52
18 06/15/2029
5218. CALL
BHF3WSCZ3
Premium at Maturity
2029-06-20 ..........
CALL OPTION
DEC26MXEAC@20
66 12/18/2026
2066. CALL
BHF3WSCY6;
CALL OPTION
DEC26MXEAC@46
76 12/18/2026
4676. CALL
BHF3WSCP5
Premium at Maturity
2026-12-22 ..........

Index Linked

Annuities .............

Index Linked

Annuities .............

Index Linked

Annuities .............

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653 .............

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653 .............

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL.PLC ........ F3BB653 .............

10/02/2023

10/02/2023

10/02/2023

05/21/2027

06/15/2029

12/18/2026

1,056

3,895,056

3,180,352

1,860,792

...2291 /5086

...2110/5218

...2066 / 4676

227,296

376,442

171,934

........ 20,791
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
NOV28MXEAC@18
98 11/17/2028
1898. CALL
BHF3WSD17; CALL
OPTION
NOV28MXEAC@69
31 11/17/2028
6931. CALL
BHF3WSCV2 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|11/17/2028
2028-11-21 .......... Annuities ............. Exh5....... Xevvvrrnnnnnnns INTL. PLC ........ F3BB653 ....ccccevvee |ooveeee s e, 674(...... 2,975,373]...1898 / 6931 |....... 357,618|..ccccennnn 425).iiiiii [0 R 707,626 | ..o |oeennn 707,626|....... (19,813).cccceiiiinnns (0] FUTRRRRRR (425).....ccceeeens (0] R 24,152 ... 0005 ..........
CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF3WSD58; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF3WSD25 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|05/15/2026
2026-05-19 .......... Annuities ............. Exh5....... Xevrvrrnnnnnnns INTL. PLC ........ F3BB653 ....cccvvvvee |ooveeee s e 192]........ 487,296(...2096 / 2980 |........ 45731 | A1 | [0 R 135,960 |M..cooeees [ovvennn 135,960 ......... (7,313). e (0] FUURRRRRR (411
CALL OPTION
MAY28MXEAC@19
78 05/19/2028
1978. CALL
BHF3WSD66; CALL
OPTION
MAY28MXEAC@56
71 05/19/2028
5671. CALL
BHF3WSD33 MORGAN
Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|05/19/2028
2028-05-23 .......... Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....cccvvvvee |ooveeee s e 884|...... 3,380,858|...1978 / 5671 |....... 392,131 |.cceeennns [SZ5<] [0 R 847,652 | ..ot | 847,653|....... (25,200)......cccceennnn (0] FUTRRRRRR (643
CALL OPTION
NOV26SPXC@345
1 11/20/2026 3451.
CALL BHF44W060;
CALL OPTION
NOV26SPXC@849
9 11/20/2026 8499. JPMORGAN
CALL BHF44WOVS5 |index Linked Equity/Inde | CHASE BANK  7HBGLXDRUGQFU |02/23/202411/20/2026
........................... Annuities ............. [Exh5 ... |Xeoooieeen [INAAL . BTRNES7 L [ eennn.. 160]........ 956,000]...3451 / 8499.......313,569)...........c.... Of....oeeeeet.. 0)....... 504,010 ............ |.......504,010....... (60,280).........cccee.. Of - eeeennenn. . O

................ of....... 24,711{ .......... [0005 ..........




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Description

Exchange, Counterparty
or Central Clearinghouse

6

Trade
Date

7

Date of
Maturity

or

Expiration

8

Number

of

Contracts

9

Notional
Amount

10

Strike
Price,
Rate or
Index
Received
(Paid)

11

Cumulative
Prior
Year(s)
Initial Cost
of Un-
discounted
Premium
(Received)
Paid

15

Code

Fair Value

21

Potential
Exposure

22

Credit
Quality
of
Refer-
ence
Entity

23

Hedge
Effectiveness|
at Inception
and at
Quarter-end

(b)

0€'903

CALL OPTION
NOV29SPXC@428
0 11/16/2029 4280.
CALL BHF44W0GS;
CALL OPTION
NOV29SPXC@146
35 11/16/2029
14635 CALL
BHF44WONS3 ........
CALL OPTION
NOV26RTYC@165
111/20/2026 1651.
CALL BHF44WO0L7;
CALL OPTION
NOV26RTYC@278
3 11/20/2026 2783.
CALL BHF44WO0F0
CALL OPTION
NOV29RTYC@175
111/16/2029 1751.
CALL BHF44WOM5;
CALL OPTION
NOV29RTYC@343
8 11/16/2029 3438.
CALL BHF44W0X1
CALL OPTION
NOV29MXEAC@18
27 11/16/2029
1827. CALL
BHF44W0Z6; CALL
OPTION
NOV29MXEAC@51
94 11/16/2029
5194. CALL
BHF44W0Q6 .......
CALL OPTION
NOV26MXEAC@15
97 11/20/2026
1597. CALL
BHF44W128; CALL
OPTION
NOV26MXEAC@37
27 11/20/2026
3727. CALL
BHF44W045 ........

7HB6GLXDRUGQFU
57RNEOT .............

4PQUHN3JPFGFN
F3BB653 .............

4PQUHN3JPFGFN
F3BB653 .............

4PQUHN3JPFGFN
F3BB653 .............

4PQUHN3JPFGFN
F3BB653 .............

02/23/2024

02/23/2024

02/23/2024

02/23/2024

02/23/2024

11/16/2029

11/20/2026

11/16/2029

11/16/2029

11/20/2026

...... 4,607

...... 1,195

....43,570,703

390,192|...

3,100,428(...

1,593,767|...

.4280 / 14635

165172783

1751/ 3438

1827 /5194

...1597 /3727

....8,177,585

737,926

321,065

.. 13,239,092

....... 138,868

....... 961,571

....... 510,844

415,231
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Description

Description

of It

em(s)

Hedged,
Used for
Income
Generation
or Replicated

Schedule/
Exhibit
Identifier

Exchange
or Central

, Counterparty
Clearinghouse

6

Trade
Date

7

Date of
Maturity
or
Expiration

8

Number
of
Contracts

9

Notional
Amount

10

Strike
Price,
Rate or
Index
Received
(Paid)

11
Cumulative
Prior
Year(s)
Initial Cost
of Un-
discounted
Premium
(Received)
Paid

12

Current
Year Initial
Cost of
Un-
discounted
Premium
(Received)
Paid

13

Current
Year
Income

14

Book/
Adjusted
Carrying

Value

15

Code | Fair Value

Unrealized
Valuation
Increase/

(Decrease)

18

Total
Foreign
Exchange
Change in
B./A.C.V.

19

Current
Year's
(Amorti-
zation)/
Accretion

20

Adjustment
to Carrying
Value of
Hedged
Item

21

Potential
Exposure

22

Credit
Quality
of
Refer-
ence
Entity

23

Hedge
Effectiveness|
at Inception
and at
Quarter-end

(b)

CALL OPTION
FEB27RTYC@1716
02/19/2027 1716.
CALL BHF47UTD5;
CALL OPTION
FEB27RTYC@3080
02/19/2027 3080.
CALL BHF47UTM5
CALL OPTION
FEB30RTYC@1866
02/15/2030 1866.
CALL BHF47UTQ6;
CALL OPTION
FEB30RTYC@3658
02/15/2030 3658.
CALL BHF47UTS2
CALL OPTION
FEB27SPXC@3937
02/19/2027 3937.
CALL BHF47UTW3;
CALL OPTION
FEB27SPXC@9084
02/19/2027 9084.
CALL BHF47UTH6
CALL OPTION
FEB30SPXC@4238
02/15/2030 4238.
CALL BHF47UTZ6;
CALL OPTION
FEB30SPXC@1536
8 02/15/2030 15368
CALL BHF47UTTO
CALL OPTION
FEB27TMXEAC@16
81 02/19/2027
1681. CALL
BHF47UU35; CALL
OPTION
FEB27MXEAC@41
60 02/19/2027
4160. CALL
BHF47UTN3

Index Linked

Annuities

Index Linked

Annuities

Index Lin
Annuities

Index Lin
Annuities

Index Lin
Annuities

ked

ked

ked

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

MORGAN
STANLEY & CO
INTL. PLC

MORGAN
STANLEY & CO
INTL. PLC

JPMORGAN
CHASE BANK
NA

JPMORGAN
CHASE BANK
NA

GOLDMAN
SACHS
INTERNATIONA

4PQUHN3JPFGFN
F3BB653

4PQUHN3JPFGFN
F3BB653

7H6GLXDRUGQFU
57RNE97

7H6GLXDRUGQFU
57RNE97

W22LROWP2IHZN
BB6K528

04/15/2024

04/15/2024

04/15/2024

04/15/2024

04/15/2024

02/19/2027

02/15/2030

02/19/2027

02/15/2030

02/19/2027

......... 3,130

177,452

...... 2,248,268

........ 807,302

....30,683,390

.......... 46,728

...1716 / 3080

...1866 / 3658

...3937 /9084

.4238 /15368

...1681/4160

....... 440,365

....... 203,126

....5,825,196

....... 630,366

....... 338,076

....9,218,667

....... 630,366

....... 338,076

....9,218,667

18,928

(908,909

....... 302,282
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Description

Desc
of It

ription
em(s)

Hedged,
Used for
Income
Generation
or Replicated

Schedule/
Exhibit
Identifier

Exchange, Counterparty
or Central Clearinghouse

6

Trade
Date

7

Date of
Maturity
or
Expiration

8

Number
of
Contracts

9

Notional
Amount

10

Strike
Price,
Rate or
Index
Received
(Paid)

11
Cumulative
Prior
Year(s)
Initial Cost
of Un-
discounted
Premium
(Received)
Paid

12

Current
Year Initial
Cost of
Un-
discounted
Premium
(Received)
Paid

13

Current
Year
Income

14

Book/
Adjusted
Carrying

Value

15

Code | Fair Value

Unrealized
Valuation
Increase/

(Decrease)

18

Total
Foreign
Exchange
Change in
B./A.C.V.

19

Current
Year's
(Amorti-
zation)/
Accretion

20

Adjustment
to Carrying
Value of
Hedged
Item

21

Potential
Exposure

22

Credit
Quality
of
Refer-
ence
Entity

23

Hedge
Effectiveness|
at Inception
and at
Quarter-end

(b)

CALL OPTION
FEB3OMXEAC@16
49 02/15/2030
1649. CALL
BHF47UU84; CALL
OPTION
FEB30MXEAC@62
48 02/15/2030
6248. CALL
BHF47UU27
CALL OPTION
APR27SPXC@5093
04/16/2027 5093.
CALL BHF4B1YA4;
CALL OPTION
APR27SPXC@6968
04/16/2027 6968.
CALL BHF4B1YF3
CALL OPTION
APR30SPXC@5107
04/18/2030 5107.
CALL BHF4B1YJ5;
CALL OPTION
APR30SPXC@1289
6 04/18/2030 12896
CALL BHF4B1YG1

CALL OPTION

MAY30SPXC@523
2 05/17/2030 5232.
CALL BHF4C20D2;
CALL OPTION

MAY30SPXC@138
71 05/17/2030

13871 CALL
BHF4C20M2
CALL OPTION

MAY27SPXC@523
0 05/21/2027 5230.
CALL BHF4C20GS5;
CALL OPTION

MAY27SPXC@728
3 05/21/2027 7283.
CALL BHF4C20K6

Index Lin
Annuities

Index Lin
Annuities

Index Lin
Annuities

Index Lin
Annuities

Index Lin
Annuities

ked

ked

ked

ked

ked

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

BARCLAYS
BANK PLC

G5GSEF7VJP5170
UK5573

BARCLAYS
BANK PLC

G5GSEF7VJP5I70
UK5573

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

JPMORGAN
CHASE BANK
NA

7H6GLXDRUGQFU
57RNE97

04/15/2024

06/05/2024

06/05/2024

06/21/2024

06/21/2024

02/15/2030

04/16/2027

04/18/2030

05/17/2030

05/21/2027

......... 1,316

...... 1,

....12,

....12,

141,117

928,697

971,162

569,774

800,832

...1649 /6248

...5093 / 6968

.5107 / 12896

.5232 /13871

...5230 /7283

....... 245,240

....... 132,220

....2,259,113

....2,093,228

....... 117,839

....... 369,975

....... 203,097

....3,336,039

....2,978,327

....... 172,303

....... 369,975

....... 203,097

... 3,336,039

....2,978,327

....... 172,303

(383,962

(348,941

....... 130,553

....... 127,747




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
MAY27MXEAC@23
10 05/21/2027
2310. CALL
BHF4E9E32; CALL
OPTION
MAY27MXEAC@29
60 05/21/2027 MORGAN
2960. CALL Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (07/23/2024)|05/21/2027
BHF4EQEQS ......... Annuities ............. Exh 5 ....... Xeverrerrnnnnns INTL. PLC ........ F3BB653 ....ccccvvvee |ooveeeee s e, 70]........ 184,450|...2310 / 2960|........ 18,088 |..cccceviinnnns [0 R (0] R 30,560 ..ccevvenns founnnnnn 30,560......... (2,051).cccceeiiinnnnn (0] FUT [0 R [0 FER 985] ... 0005 ..........
CALL OPTION
MAY30MXEAC@23
25 05/17/2030
2325. CALL
BHF4E9E40; CALL
OPTION
MAY30MXEAC@47
44 05/17/2030 MORGAN
4744. CALL Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (07/23/2024)|05/17/2030
BHF4E9E5T7 ......... Annuities ............. Exh 5 ....... Xevrerrnenrnens INTL. PLC ........ F3BB653 ..ccvveer foevviee oo e 431|...... 1,523,370(...2325 / 4744(....... 208,893 |...cueeiinns (0] T (0] ROV 331,186 .ccveeeen [ 331,186|....... (11,011, (0] FU (0] T (0] 15,482 ... 0005 ..........
CALL OPTION
MAY27RTYC@202

4 05/21/2027 2024.
CALL BHF4E9EJ7;

CALL OPTION

MAY27RTYC@259 JPMORGAN

7 05/21/2027 2597. |Index Linked Equity/Inde | CHASE BANK 7HBGLXDRUGQFU |07/22/2024)|05/21/2027

CALL BHF4EQEL2 |Annuities ............. Exh 5 ....... ) COPPPRN NA S57RNED7 .ccvvevves foeeeee e e 308........ 711,634/...2024 / 2597 |........ 85,316 |....ccuveenens (0] R of....... 113,100 eeeviees fornnns 113,100|......... (1,325)...ccieiiins (0] (0] S [0 I 3,799 e 0005 ..........
CALL OPTION

MAY30RTYC@203

105/17/2030 2031.
CALL BHF4E9EK4;

CALL OPTION

MAY30RTYC@349

9 05/17/2030 3499. JPMORGAN

CALL BHF4E9EH1 |Index Linked Equity/Inde | CHASE BANK  7HBGLXDRUGQFU |07/22/2024105/17/2030

........................... ANNUItIES .....ooveeee |EXNS oot | Xeriecieeienes [NLAL e BTRNES7 s [ ...rnn.1,0701......2,958,550(...2031 / 3499 |.......610,572 | ...coccvecree. O 0] 678,176 [ ... 678,176 ... (10,680, O e O 0. 30,088 oo [0005 ..
CALL OPTION

JUN3OSPXC@5420

06/20/2030 5420.

CALL BHF4E9EVO;

CALL OPTION

JUN3OSPXC@1389

4 06/20/2030 13894 MORGAN

CALL BHF4EQER9 | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |07/22/2024106/20/2030

........................... Annuities ............. [Exh5....... |x.. ... [INTL.PLC ........ F3BB653... . ....11,694,627(.5420 / 13894].... 1,935,844]................ O|.. ...2,609,390 ........... |.... 2,609,390 ... (312,815)................ O.. ceeneenee. [0005 ...
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SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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or Replicated

Exchange, Counterparty
or Central Clearinghouse

7
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Maturity
or
Expiration

8
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9
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10
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11
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14
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15
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(b)
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CALL OPTION
JUN27SPXC@5413
06/17/2027 5413.
CALL BHF4E9EWS;
CALL OPTION
JUN27SPXC@7408
06/17/2027 7408.
CALL BHF4E9F 15
CALL OPTION
JUL27SPXC@5529
07/16/2027 5529.
CALL BHF4GH9KO;
CALL OPTION
JUL27SPXC@8156
07/16/2027 8156.
CALL BHF4GH9J3
CALL OPTION
JUL30SPXC@5539
07/19/2030 5539.
CALL BHF4GH9S3;
CALL OPTION
JUL30SPXC@1365
4 07/19/2030 13654
CALL BHF4GH9R5
CALL OPTION
AUG30SPXC@545
3 08/16/2030 5453.
CALL BHF4J5Y41;
CALL OPTION
AUG30SPXC@127
04 08/16/2030
12704 CALL
BHF4J5Y90 .........
CALL OPTION
AUG27SPXC@545
2 08/20/2027 5452.
CALL BHF4J5Y58;
CALL OPTION
AUG27SPXC@678
8 08/20/2027 6788.
CALL BHF4J5Y66 .

Index Linked

Annuities .............

Index Linked

Annuities .............

Index Linked

Annuities .............

Index Linked

Annuities .............

Index Linked

Annuities .............

Equity/Inde

Equity/Inde

Equity/Inde
X..

Equity/Inde
X..

Equity/Inde

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653 .............

JPMORGAN
CHASE BANK 7H6GLXDRUGQFU
NA 57RNEOT .............

JPMORGAN
CHASE BANK 7HB6GLXDRUGQFU
NA. ...

GOLDMAN

SACHS

INTERNATIONA  W22LROWP2IHZN
Lo BB6K528 ... .

GOLDMAN

SACHS

INTERNATIONA  W22LROWP2IHZN
Lo, BB6K528 .............

. 57RNE97 ............ .

06/17/2027

07/16/2027

07/19/2030

08/16/2030

08/20/2027

....12,120,380

807,723

848,470

8,924,166

612,000

...5413 /7408

...5529 /8156

.5539 / 13654

.5453 /12704

...5452 / 6788

.... 1,883,221

... 1,573,424

111,300

117,081

....... 157,211

....... 168,692

....2,634,129

....2,087,074

(320,825

. 10005 ...

. (0005 ...
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
APR25COJ5C@130,
AUG27MXEAC@23
69 08/20/2027
2369. CALL
BHF4LG5R5;
APR25C0OJ5C@130]
AUG27MXEAC@33
51 08/20/2027
3351. CALL Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |10/28/2024|08/20/2027
BHF4LG5T1 ......... Annuities ............. Exh5 ....... Xewaereernnnnnn AMERICANA ... 031MB27 ...ccoveeees Jovvvnee foeeees s 60]........ 171,600/...2369 / 3351|........ 19,097 |oeeeieieeeenn [0 O (0] 31,455 ... | 31,455(......... (1,991) e [0 PO [0 O (0] PP 1,011 oo 0005 ..........
CALL OPTION
APR25COJ5C@130]
AUG30MXEAC@23
85 08/16/2030
2385. CALL
BHF4LG5W4;
APR25COJ5C@130,
AUG30MXEAC@44
41 08/16/2030
4441. CALL Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |10/28/2024(08/16/2030
BHF4LG5V6 ........ Annuities ............. Exh 5 ....... Xeverrerrnnnnns AMERICANA ... 031MB27 ......coeeeet fovvieeee foieee e 340(...... 1,160,420|...2385 / 4441 |....... 159,416 |...cvvvvvnnnnne [0 R [0 R 242,971 | | 242,971 )......... [CIZX) R (0] FUTRR 0
CALL OPTION
APR25COJ5C@130,
AUG30RTYC@216
1 08/16/2030 2161.
CALL BHF4LG686;
APR25COJ5C@130,
AUG30RTYC@343
3 08/16/2030 3433. |Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |10/25/2024|08/16/2030
CALL BHF4LG694 | Annuities ............. Exh5 ....... Xewarreernnnnnn AMERICANA ... 031MB27 ...cccvveeees |ovvvnee foeeeeee eeeeiines 699|...... 1,955,103(...2161 / 3433|....... 327,929 |ccciiens [0 O (0] U 376,902]..cccuues feennnns 376,902]......... (6,363)..cccvvvnnnnnnns [0 PO [0 O (0] 20,461 .....eeent 0005 ..........
CALL OPTION
APR25COJ5C@130]
AUG27RTYC@215
8 08/20/2027 2158.
CALL BHF4LG6BY;
APR25C0OJ5C@130]
AUG27RTYC@291
0 08/20/2027 2910.
CALL BHF4LG6ED5 |Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |10/25/2024|08/20/2027
........................... Annuities ............. [Exh5.......|Xceeeeeeeo.. [AMERICANA ... 031MB27 .....ccovvenn [ooieens eeenn... 175)........ 443,450)...2158 / 2910/........ 53,303)................ Of................ O]........ 68,639]........... |........ 68,639].............337|........ccceee.. O Ofco e 0. 2,613 el | 0005




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
APR25COJ5C@130
SEP30SPXC@5642
09/20/2030 5642.
CALL BHF4LG6KS9;
APR25COJ5C@130
SEP30SPXC@1272
1.09/20/2030 12721 | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |10/25/2024|09/20/2030
CALL BHF4LG6L7 |Annuities ............. Exh5 ....... Xewarreernnnnnn AMERICANA ... 031MB27 ...ccovvveees |ovvvnee foeeeeee eeeeiiiees 454 (...... 4,168,401|.5642 / 12721]....... 765,621 |cccveenens [0 O (0] U 915,409 .ccvvnees foenns 915,409]..... (112,745)...ccceveennee [0 PO [0 O (0] 44,098 .......... 0005 ..........
CALL OPTION
APR25C0OJ5C@130]
SEP27SPXC@5606

09/17/2027 5606.
CALL BHF4LG6R4;
APR25COJ5C@130
SEP27SPXC@7329
09/17/2027 7329. | Index Linked Equity/Inde | BANK OF B4TYDEBBGKMZO |10/25/2024]09/17/2027
CALL BHF4LG6S2 |Annuities ............. Exh 5 ....... Xevrrvrenennenn AMERICANA ... 031MB27 .cccoevvvves foevvees oo o 109]........ 704,958)...5606 / 7329|........ 93,949|.....cvcvrinne [o] PSSR 0f...... 115,458 e |ovnen 115,458(....... QP10 0] ARSI [o] PSS 0] AR 4,267 | oovene 0005 ..........
CALL OPTION
APR25COJ5C@130
OCT30SPXC@579
410/18/2030 5794.
CALL BHF4NA513;
APR25COJ5C@130
OCT30SPXC@956
2 10/18/2030 9562. MORGAN
CALL BHF4NA4V8 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |11/25/2024|10/18/2030
........................... ANNUIties .........c... [EXN5 .ooeees [Xevroirirsaes [ INTL. PLC ... F3BBB53 wvveenins [oeeeeees ioeenen. 401]......3,078,878|...5794 / 9562/.......593,806 |............... O.cuevennenen O].......650,875 | ..o |-....650,875 ... (67,906)...c.cevvevee Oeeeieiiriies O O 32,850 ... [0005 ...
CALL OPTION
APR25COJ5C@130
OCT27SPXC@580
0 10/15/2027 5800.
CALL BHF4NA521;
APR25COJ5C@130
OCT27SPXC@650 MORGAN
2 10/15/2027 6502. |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |11/25/2024|10/15/2027
CALL BHF4NA562 | Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 108]........ 664,308|...5800 / 6502|........ 45,207 |.cvcvereranne [0] SS of....... 50,704 [ .coeerne [ 50,704/......... (4,496).......c.ou.... 0] USSR [o] SS 0] AU 4,125( oo 0005 ..........
CALL OPTION
APR25COJ5C@130
NOV30SPXC@593
4 11/15/2030 5934.
CALL BHF4PKF59;

APR25COJ5C@130
NOV30SPXC@917 JPMORGAN
0 11/15/2030 9170. |Index Linked Equity/Inde | CHASE BANK 7HBGLXDRUGQFU |12/12/2024)|11/15/2030

CALL BHF4PKF91 |Annuities ............. Exh5....... Xewerassnnnnan NA S57RNE9S7 .o e o i, 509|...... 3,843,968)...5934 / 9170]....... 693,090(.....cc0eennnens (0] S of...... 733,315] e [ 733,315]....... (73,910). c0eeeveinnes (0] P (0] P of........ 41,357) ..o 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
APR25COJ5C@130,
NOV27SPXC@593
511/19/2027 5935.
CALL BHF4PKF67;
APR25COJ5C@130,
NOV27SPXC@818 JPMORGAN
3 11/19/2027 8183. |Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |12/12/2024|11/19/2027
CALL BHF4PKF75 |Annuities ............. Exh5 ....... Xewarreernnnnnn NA. s S57RNEIJ7 ..oovvvvvenen v e s 81 571,779|...5935 / 8183|........ 78,813t [0 O (0] 89,360|....cccvunn |ounnnnnn 89,360]....... (13,959)...ciiieiinnnnn [0 PO 0
Interest Rate Swap
With NOMURA
GLOBAL NOMURA
FINANCIAL RCV GLOBAL
SOFR PAY 5.00 FINANCIAL
01/03/2032 Interest PRODUCTS INC 0Z3VO5H2G7GRS0(12/19/2024(01/03/2032
BHF4Q3z62 ......... Asset Portfolio ...... D1 Rate.....ccc. [eeeriiiiiiiiieiiininnns £1=1. 1= L O A A AT 0]..300,000,000(............. 0.05|....5,992,746|........ 13,845]...cccciiiin. 0]....3,423,464("......... ....3,423,464|........ 15,853 |ccciiiiiiiinns [0 R (13,845)......cccceennn 0]....3,601,370( .......... 0004 ..........
CALL OPTION
FEB26RTYC@2900
NOV27MXEAC@23
43 11/19/2027
2343. CALL
BHF4S2V74;
FEB26RTYC@2900
NOV27MXEAC@26
97 11/19/2027 MORGAN
2697. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |01/22/2025|11/19/2027
BHF4S2V58 ......... Annuities ............. Exh5 ....... Xewarreernnnnnn INTL. PLC ........ F3BB653 ...cccevvveen fovvveeee s et 63]........ 158,760/...2343 / 2697 |........ 10,362 ceeeeeeennn [0 O (0] 15,600 ...cccvvnnn founnnnnn 15,600]|......... [QOZ 525 [0 PO [0 O (0] PP 1,016 .......... 0005 ..........
CALL OPTION
FEB26RTYC@2900
NOV30MXEAC@23
08 11/15/2030
2308. CALL
BHF4S2V90;
FEB26RTYC@2900
NOV30MXEAC@34
59 11/15/2030 MORGAN
3459. CALL Index Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (01/22/2025|11/15/2030
BHF4S2V82 ......... Annuities ............. Exh5....... Xevrvrrnnnnnnns INTL. PLC ........ F3BB653 ....ccccevvee |ooveeee s e, 215|........ 619,953|...2308 / 3459|........ 85,769 .....cuuuvvnnnn (0] IO [0 R 122,725] ..o [ 122,725(......... (7,830)...ccccevveennn (0] FUT (0] IO (0] R 6,670 .......... 0005 ..........
CALL OPTION
FEB26RTYC@2900
NOV30RTYC@229
111/15/2030 2291.
CALL BHF4S2X15;
FEB26RTYC@2900
NOV30RTYC@336
4 11/15/2030 3364. MORGAN
CALL BHF4S2WZ1 ||ndex Linked Equity/Inde | STANLEY & CO 4PQUHN3JPFGFN (01/22/2025|11/15/2030
........................... Annuities ............. [Exh5.......|Xeoooooeee. |INTL.PLC ........ F3BB653 ....cccovvvee |ooeeenns eooee... 517]......1,461,818)...2291 / 3364|.......235,230.....cc0vvveee. O 04.......231,024 | ... 231,024 ). (4112) e O O 0L 15,728 el (0005
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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21
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CALL OPTION
FEB26RTYC@2900
NOV27RTYC@227
111/19/2027 2271.
CALL BHF4S2X49;
FEB26RTYC@2900
NOV27RTYC@272
8 11/19/2027 2728.
CALL BHF4S82X07
CALL OPTION
FEB26RTYC@2900
DEC30SPXC@8507
12/20/2030 8507.
CALL BHF482XD9;
FEB26RTYC@2900
DEC30SPXC@5993
12/20/2030 5993.
CALL BHF4S82XC1
CALL OPTION
FEB26RTYC@2900
DEC27SPXC@6006
12/17/2027 6006.
CALL BHF4S2XL1;
FEB26RTYC@2900
DEC27SPXC@8772
12/17/2027 8772.
CALL BHF4S2XA5
CALL OPTION
FEB26RTYC@2900
JAN31SPXC@6004
01/17/2031 6004.
CALL BHF4TD743;
FEB26RTYC@2900
JAN31SPXC@8002
01/17/2031 8002.
CALL BHF4TD750
CALL OPTION
FEB26RTYC@2900
JAN28SPXC@5987
01/21/2028 5987.
CALL BHF4TD7AG9;
FEB26RTYC@2900
JAN28SPXC@7865
01/21/2028 7865.
CALL BHF4TD7C5

Index Linked

Annuities .............

Index Linked

Annuities .............

Index Linked

Annuities .............

Index Linked

Annuities .............

Index Linked

Annuities .............

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653 .............

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL.PLC ........ F3BB653 .............

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653 .............

JPMORGAN
CHASE BANK 7HB6GLXDRUGQFU
NA 57RNEOT .............

JPMORGAN
CHASE BANK 7HB6GLXDRUGQFU
NA .. 57RNE9T .............

01/22/2025

01/21/2025

01/21/2025

02/11/2025

02/11/2025

11/19/2027

12/20/2030

12/17/2027

01/17/2031

01/21/2028

412,418

3,146,500

546,786

2,360,011

893,454

...2271/ 2728

...8507 / 5993

...6006 / 8772

...6004 /8002

...5987 / 7865
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Description

Description
of Item(s)
Hedged,
Used for

Income

Generation

or Replicated

Schedule/
Exhibit
Identifier

Exchange, Counterparty

or Central

Clearinghouse

6

Trade
Date

7

Date of
Maturity
or
Expiration

8

Number
of
Contracts

9

Notional
Amount

10

Strike
Price,
Rate or
Index
Received
(Paid)

11
Cumulative
Prior
Year(s)
Initial Cost
of Un-
discounted
Premium
(Received)
Paid

12

Current
Year Initial
Cost of
Un-
discounted
Premium
(Received)
Paid

13

Current
Year
Income

14

Book/
Adjusted
Carrying

Value

15

Code

Fair Value

Unrealized
Valuation
Increase/

(Decrease)

18

Total
Foreign
Exchange
Change in
B./A.C.V.

19

Current
Year's
(Amorti-
zation)/
Accretion

20

Adjustment
to Carrying
Value of
Hedged
Item

21

Potential
Exposure

22

Credit
Quality
of
Refer-
ence
Entity

23

Hedge
Effectiveness|
at Inception
and at
Quarter-end

(b)

CALL OPTION
FEB26RTYC@2900
FEB28SPXC@6014
02/18/2028 6014.
CALL BHF4VY652;
FEB26RTYC@2900
FEB28SPXC@7572
02/18/2028 7572.
CALL BHF4VYBA1
CALL OPTION
FEB26RTYC@2900
FEB31SPXC@6037
02/21/2031 6037.
CALL BHF4VY6GS;
FEB26RTYC@2900
FEB31SPXC@7836
02/21/2031 7836.
CALL BHF4VY678
CALL OPTION
FEB26RTYC@2900
FEB31MXEAC@24
23 02/21/2031
2423. CALL
BHF4Y3PM9
CALL OPTION
FEB26RTYC@2900
FEB28MXEAC@24
20 02/18/2028
2420. CALL
BHF4Y3PX5 ...
CALL OPTION
FEB26RTYC@2900
FEB28RTYC@2165
02/18/2028 2165.
CALL BHF4Y3Q48
CALL OPTION
FEB26RTYC@2900
FEB31RTYC@2160
02/21/2031 2160.
CALL BHF4Y3Q71
CALL OPTION
FEB26RTYC@2900
MAR28SPXC@569
4 03/17/2028 5694.
CALL BHF4Y3QD8
CALL OPTION
FEB26RTYC@2900
MAR31SPXC@569
4 03/21/2031 5694.
CALL BHF4Y3QL0O

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde
....... X..

Equity/Inde

BNP PARIBAS ..

BNP PARIBAS ..

GOLDMAN
SACHS
INTERNATIONA

GOLDMAN
SACHS
INTERNATIONA

WELLS FARGO
BANK, NA ........

WELLS FARGO
BANK, NA

MORGAN
STANLEY & CO
INTL. PLC

MORGAN
STANLEY & CO
INTL. PLC

ROMUWSFPU8MP
RO8K5P83

ROMUWSFPU8MP
RO8K5P83

W22LROWP2IHZN
BB6K528

W22LROWP2IHZN
BB6K528 ... .

03/11/2025

03/11/2025

KB1H1DSPRFMYM
CUFXTO09

KB1H1DSPRFMYM
CUFXTO09

4PQUHNS3JPFGFN
F3BB653

4PQUHN3JPFGFN
F3BB653

02/18/2028

02/21/2031

........ 787,988|...

...... 2,323,728|...

........ 438,134/..

........ 450,198|..

........ 823,650..

...... 1,185,954...

...... 2,645,055/...

210,733|..

6014 /7572

6037 / 7836

.2423 /3123

.2420/2915]..

.2165/ 2702

.2160 /2940

5694 / 6990

5694 / 7368

....... 249,391

100,479

304,933

152,608

366,114

100,479

304,933

. 58,120

.. 24,582

. 55,548

121,880

152,608

366,114

0005




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
FEB26RTYC@2900
APR26SPXC@5021
04/17/2026 5021. | Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [05/13/2025(04/17/2026
CALL BHF50HC95 | Annuities ............. Exh5 ....... Xewaereernnnnnn BANK PLC ....... UKSB573 cooeiceiveeeee foeeeeee s s 321|...... 1,712,054(...5021 / 5646 |....... 156,073 |...cccvvnnennnns [0 O (0] U 198,671 ceveeeees foeees 198,671|.......... 5,073 [0 PO [0 O (0] PP 1,847 ..ot 0005 ..........
CALL OPTION
FEB26RTYC@2900
APR26SPXC@5329
04/17/2026 5329.
CALL BHFS0HCBO |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [05/13/2025(04/17/2026
........................... Annuities ............. [Exh5 ... |Xeeeeeeeeee. [BANKPLC ....... UKS573 ...ccooovveiiin o eeeennnn. 4361......2,430,918)...5329 / 5822|.......157,405|........cceevee. Ofeeeeeeeennenen. 0. 211,855 e |10 211,865 | 6,877 [ O e O 0. 2,623 llll | 0005
CALL OPTION
FEB26RTYC@2900
APR31SPXC@5404
04/18/2031 5404.
CALL BHFSOHCF1  index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [05/13/2025|04/18/2031
........................... Annuities ............. [Exh5 ... |Xeoeeeeeee. [BANKPLC ....... UKS573 ...ccooovveiiin o e 461......2,773,425)...5404 / 6895|.......347,446|................ O|................ 0].......383,030] ........... |.......383,030|....... (24,461)......cccccce... O eerrrreeeeeee. Ofeceereeennn . 0t 31,169 ..l | 0005 ...
CALL OPTION
FEB26RTYC@2900
APR28SPXC@5312
04/21/2028 5312. Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [05/13/2025|04/21/2028
CALL BHF50HCJ3 |Annuities ............. Exh 5 ....... Xeverrerrnnnnns BANK PLC ....... UKS573 .o | s e 140]........ 832,930...5312 / 6587 ....... 105,647 |..ovvvveeennnne [0 R [0 R 121,451 .o [ 121,451 |......... (8,351).cccvveiiieens (0] FUT [0 R (0] R 5,978 .......... 0005 ..........
CALL OPTION
FEB26RTYC@2900
MAY28SPXC@583
105/19/2028 5831. |Index Linked Equity/Inde ROMUWSFPUSMP |06/12/2025|05/19/2028
CALL BHF538AN3 | Annuities ............. Exh5 ....... Xewaereernnnnnn BNP PARIBAS .. RO8K5P83 .......... [eeeeeee e e 129(........ 837,081|...5831 / 7147|........ 90,181 [-eeeeeeeininnns [0 O (0] U 102,795 .ccvveeee foennns 102,795(......... [CRA KD R [0 PO [0 O (0] PP 6,118/ .......... 0005 ..........
CALL OPTION
FEB26RTYC@2900
MAY31SPXC@579
5 05/16/2031 5795. |Index Linked Equity/Inde ROMUWSFPUSMP |06/12/2025|05/16/2031
CALL BHF538AQ6 |Annuities ............. Exh 5 ....... Xeverrerrnnnnns BNP PARIBAS .. RO8K5P83 .......... [ocecee Joeeeee i 462|...... 3,076,689|...5795 / 7524 |....... 386,412|..cccceeiinnnn [0 R [0 R 420,505(......ccce. fernenn 420,505|....... (31,760)......cccceennn (0] FUT [0 R (0] R 34,839 .......... 0005 ..........
CALL OPTION
FEB26RTYC@2900
MAY26SPXC@557
5 05/15/2026 5575. |Index Linked Equity/Inde ROMUWSFPUSMP |06/12/2025|05/15/2026
CALL BHF538AV5 | Annuities ............. Exh5 ....... Xewaereernnnnnn BNP PARIBAS .. RO8K5P83 .......... [eeeeeee e s 622|...... 3,614,131[...5575/ 6046 |....... 210,211 [eeeeeeeees [0 O (0] PO 267,662|..cccunees feennns 267,662(......... (1,743). e [0 PO [0 O (0] PP 6,345 .......... 0005 ..........
CALL OPTION
FEB26RTYC@2900
MAY26SPXC@578
4 05/15/2026 5784. |Index Linked Equity/Inde ROMUWSFPUSMP |06/12/2025|05/15/2026
CALL BHF538AY9 |Annuities ............. Exh 5 ....... X.. ... |BNP PARIBAS .. RO8K5P83 .......... I e e 349 2,127,155|...5784 / 6406 |....... 137,977 [eevvevviiiiinne 0f. 181,123]........... ....181,123]....... (10,616)....cccceeennnn 0. . |0005 ...
CALL OPTION
FEB26RTYC@2900
JUN26SPXC@6018
06/22/2026 6018.
CALL BHF56M6R5 ||ndex Linked Equity/Inde ROMUWSFPUSMP |07/17/2025]06/22/2026
........................... Annuities ............. [Exh5.......|X.............. |BNP PARIBAS .. RO8K5P83 .......... |eeeeens oo 369]......2,339,276)...6018 / 6661].......152,725|.........00ee... O 0]....... 169,401 ... ... 169,401 ... (24,801) ... O O 0. 5,578 el [0005




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Description

Exchange, Counterparty
or Central Clearinghouse

6

Trade
Date

7

Date of
Maturity
or
Expiration

8

Number
of
Contracts

9

Notional
Amount

10

Strike
Price,
Rate or
Index
Received
(Paid)

11

Cumulative
Prior
Year(s)
Initial Cost
of Un-
discounted
Premium
(Received)
Paid

15

Code

Fair Value

Unrealized

Valuation
Increase/

(Decrease)

21

Potential
Exposure

22

Credit
Quality
of
Refer-
ence
Entity

23

Hedge
Effectiveness|
at Inception
and at
Quarter-end

(b)

L4903

CALL OPTION
FEB26RTYC@2900
JUN26SPXC@5867
06/22/2026 5867.
CALL BHF56M6S3
CALL OPTION
FEB26RTYC@2900
JUN28SPXC@6003
06/16/2028 6003.
CALL BHF56M6W4
CALL OPTION
FEB26RTYC@2900
MAY28RTYC@202
9 05/19/2028 2029.
CALL BHF56M627
CALL OPTION
FEB26RTYC@2900
MAY26RTYC@179
0 05/15/2026 1790.
CALL BHF56M729
CALL OPTION
FEB26RTYC@2900
JUN31SPXC@6045
06/20/2031 6045.
CALL BHF56M745
CALL OPTION
FEB26RTYC@2900
MAY26RTYC@201
0 05/15/2026 2010.
CALL BHF56M794
CALL OPTION
FEB26RTYC@2900
MAY31RTYC@206
1.05/16/2031 2061.
CALL BHF56M7D5
CALL OPTION
FEB26RTYC@2900
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF56M7HG ........
CALL OPTION
FEB26RTYC@2900
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF56M7KS ........

Equity/Inde

E
X.

quity/Inde

BNP PARIBAS ..

BNP PARIBAS ..

BNP PARIBAS ..

BNP PARIBAS ..

BNP PARIBAS ..

BNP PARIBAS ..

BNP PARIBAS ..

BARCLAYS

BANKPLC .......

BARCLAYS

BANKPLC .......

ROMUWSFPU8MP
RO8KS5P83 ..........

ROMUWSFPU8MP
ROB8KS5P83 ..........

ROMUWSFPU8MP
ROBK5P83 ..........

ROMUWSFPU8MP
RO8KS5P83 ..........

ROMUWSFPU8MP
RO8K5P83 ..........

ROMUWSFPU8MP
RO8KS5P83 ..........

ROMUWSFPU8MP
ROB8KS5P83 ..........

G5GSEF7VJP5170
UK5573 ...

G5GSEF7VJP5170
UK5573 . ..

07/17/2025

07/17/2025

06/22/2026

05/15/2026

1,008

6,068,160...

667,772|...

346,696]...

573,001...

3,275,594(...

1,235,007..

855,908|...

513,422|...

149,508...

5867 /6173

6003 / 7625

2029 /2563

1790/ 2217

6045 /7718

.2010 /2256

2061 /2734

2496 / 2743

2248 /2820]..

226,568

117,628

....... 253,200

....... 403,648

....... 129,277

....... 124,143

.. 28,791

- (0005 ...




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Description

Exchange, Counterparty
or Central Clearinghouse

6

Trade
Date

7

Date of
Maturity
or
Expiration

8

Number

of

Contracts

9

Notional
Amount

10

Strike
Price,
Rate or
Index
Received
(Paid)

15

Code

Fair Value

21

Potential
Exposure

22

Credit
Quality
of
Refer-
ence
Entity

23

Hedge
Effectiveness|
at Inception
and at
Quarter-end

(b)

¢v'903

CALL OPTION
FEB26RTYC@2900
MAY28MXEAC@25
26 05/19/2028
2526. CALL
BHF56M7N3 ........
CALL OPTION
FEB26RTYC@2900
MAY31MXEAC@25
49 05/16/2031
2549. CALL
BHF56M7Q6 ........
CALL OPTION
FEB26RTYC@2900
JUL26SPXC@6211
07/17/2026 6211.
CALL BHF59ASQ6
CALL OPTION
FEB26RTYC@2900
JUL28SPXC@6293
07/21/2028 6293.
CALL BHF59ASR4
CALL OPTION
FEB26RTYC@2900
JUL31SPXC@6318
07/18/2031 6318.
CALL BHF59ASTO
CALL OPTION
FEB26RTYC@2900
JUL26SPXC@6302
07/17/2026 6302.
CALL BHF59ASX1
CALL OPTION
FEB26RTYC@2900
AUG26SPXC@624
9 08/21/2026 6249.
CALL BHF5C3633
CALL OPTION
FEB26RTYC@2900
AUG31SPXC@642
7 08/15/2031 6427.
CALL BHF5C3666
CALL OPTION
FEB26RTYC@2900
AUG26SPXC@640
3 08/21/2026 6403.
CALL BHF5C3690

Equity/Inde

Equity/Inde
X..

Equity/Inde

G5GSEF7VJP5170
UK5573 ...

G5GSEF7VJP5170
UK5573 ...

ROMUWSFPUSMP

. RO8K5PS83 ..........

ROMUWSFPU8MP

. RO8K5PS83 ..........

ROMUWSFPU8MP

. RO8K5P83 ..........

ROMUWSFPU8MP

. RO8K5PS83 ..........

ROMUWSFPU8MP

. RO8K5P83 ..........

ROMUWSFPU8MP

. RO8K5PS83 ..........

ROMUWSFPU8MP

. RO8K5P8S ..........

07/17/2025

08/14/2025

08/14/2025

05/19/2028

07/18/2031

07/17/2026

1,708

.. 412

........ 178,101]..

........ 440,544|..

....10,763,816]...

........ 744,188|...

...... 2,991,326(...

...... 2,594,515(...

...... 7,844,093(...

...... 2,519,570f...

...... 2,351,437|...

.2526 /3128

.2549 /3099

6211 /6393

6293 / 7882

6318 /8203

6302 /7176

6249 /6516

6427 / 8394

6403 / 7308

20,878

43,749

225,797

168,803

225,463

308,103

142,666

. 10005 ...




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 1 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
FEB26RTYC@2900
AUG28SPXC@641
4.08/18/2028 6414. |Index Linked Equity/Inde ROMUWSFPUSMP |09/29/2025|08/18/2028
CALL BHF5C36C3 |Annuities ............. Exh5 ....... Xewaereernnnnnn BNP PARIBAS .. RO8K5PS83 .......... [eeeeeee e e 91 657,748|...6414 / 8042|........ 78,487 |.ccceeeennennnns [0 O (0] 71,650 .ccccevnns |ounnnnnn 71,650......... (9,527).ccceevinns [0 PO [0 O (0] PP 5,080] .......... 0005 ..........
CALL OPTION
SEP26SPXC@6440
09/18/2026 6440. |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (10/10/2025(09/18/2026 .6440 / 6597 /
CALL BHF5FLAB7 | Annuities ............. Exh5 ....... Xewarreernnnnnn BANK PLC ....... UKSB573 oo fovvveee e e 1,262|...... 4,242,4856730 /7399 |....... 345,470 cccuvenens [0 O (0] PO 289,608 ]....ceuees feennnnn 289,608....... (CTAANE:) F. [0 PO [0 O (0] 14,519 eeenens 0005 ..........
CALL OPTION
SEP31SPXC@6601
09/19/2031 6601. | Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [10/10/2025(09/19/2031
CALL BHF5FLAE1 |Annuities ............. Exh5 ....... X.. ... |[BANKPLC ....... UK5573 . PO i e 299 2,269,859/(...6601 / 8582|....... 285,431 |ccceeeeeinnnns Of.ceieeeeeennnn. 0)-...... 263,658 ... ....263,658(....... (PARR:1515) 0].. . |0005 ...
CALL OPTION
SEP28SPXC@6583
09/15/2028 6583.  |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (10/10/2025(09/15/2028
CALL BHF5FLAJO | Annuities ............. Exh5 ....... X.. ... |[BANKPLC ....... UK5573 . PO R .. 577,885|...6583 / 8047 |.. .. 54733|......... (7,396)...ccovvnnnnnnnn 0].. . |0005 ...
CALL OPTION
AUG26MXEAC@26 GOLDMAN
13 08/21/2026 SACHS
2613. CALL Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (10/10/2025)|08/21/2026 .2613 /2696 /
BHF5FLAMS ........ Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....ovvvvvee foeveeee s e 389|........ 544,949|2792 / 3065 |........ 68,064 .........0uueee [0 R (0] R [SZ 3 [CZ: P R 64,164 (......... (6,236).....cccceeennnn (0] FUTRR [0 R (0] R 1,705] .......... 0005 ..........
CALL OPTION
AUG31MXEAC@27 GOLDMAN
19 08/15/2031 SACHS
2719. CALL Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |10/10/2025|08/15/2031
BHFS5FLAWT ........ Annuities ............. Exh5 ....... Xewarreernnnnnn | BB6K528 ......eeceees fovvviee s et 91 276,504|...2719 / 3358|........ 24,269 .ccccuunnns [0 O (0] 26,369 ...cccevnnn |oennnnnn 26,369]|......... (1,696)...cccvvvunnnnnn [0 PO [0 O (0] PP 3,206 .......... 0005 ..........
CALL OPTION
AUG28MXEAC@27 GOLDMAN
12 08/18/2028 SACHS
2712. CALL Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN |10/10/2025)|08/18/2028
BHFSFLAY7 ......... Annuities ............. Exh 5 ....... Xeverrerrnnnnns Lo BB6K528 .....cevvvver fooveees s e 55]........ 166,045|...2712 / 3326|........ 13,893 |cciiiiiiiiiens [0 R (0] R 15,618 eeeeiins |oeeeens 15,618 |.ccceeeecns [CLST4 . (0] FUT [0 R (0] R 1,283] .......... 0005 ..........
CALL OPTION
AUG31RTYC@233
2 08/15/2031 2332. |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [10/10/2025|08/15/2031
CALL BHF5FLBO0O |Annuities ............. Exh 5 ....... Xeverrerrnnnnns BANK PLC ....... UKS573 .o | s e 272|........ 750,040|...2332 / 3183|....... 103,110 vevvvvvirinnne [0 R [0 R 100,237 |.ceeeeeeees [eveens 100,237 |......... (2,30B).....cccceennnn (0] FUT [0 R (0] R 8,697 .......... 0005 ..........
CALL OPTION
AUG26RTYC@216
0 08/21/2026 2160. |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [10/10/2025)|08/21/2026 .2160 /2323 /
CALL BHF5FLB26 |Annuities ............. Exh 5 ....... Xeverrerrnnnnns BANK PLC ....... UKS573 oo s s e 1,215(...... 1,468,442|2450 / 2726 |....... 233,735|cccciiiiiiiinns [0 R [0 R 258,303 |..euunennns foeeenn 258,303 |.......... 3,457 [ceeiiiiininnne (0] FUT [0 R (0] R 4,596 .......... 0005 ..........
CALL OPTION
AUG28RTYC@232
3 08/18/2028 2323. |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [10/10/2025)|08/18/2028
CALL BHF5FLB83 |Annuities ............. Exh5....... Xevvvrrrnnnnnns BANK PLC ....... UKS573 oo | s e 129]........ 343,269|...2323 / 2999|........ 39,680 |.....cuvuvnnnnn (0] IO (0] R 40,433 | 40,433 ... (139).cceeiiiiieens (0] FUT (0] IO (0] R 2,651 ...uueeee 0005 ..........
CALL OPTION GOLDMAN
SEP26SPXC@5800 SACHS
09/18/2026 5800. Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN |10/16/2025|09/18/2026 . 5800 / 6600 /
CALL BHF5FXY90 |Annuities ............. Exh5....... Xevrvrrnnnnnnns | PPN BB6K528 ............. R R 262|........ 799,515/6000 ... 192,340 ..ccvvvviiinnnes (0] IO (0] R 73,923| e [ 73,923(....... (35,125)....cccceeeennn (0] FUT (0] IO (0] R 2,736 .. .|0005 ..........
CALL OPTION GOLDMAN
AUG31SPXC@640 SACHS
0 08/15/2031 6400. |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN |10/16/2025|08/15/2031 6400 / 12400 /|
CALL BHF5FYB28 |Annuities ............. Exh5....... X.. v L BB6K528 ... i I e 19500 1,232,44915600  |[....... 315,806]....ccccennnnns Ol.oovviieneen.. 0].......272,351 | ...l ... 272,351]....... (53,851 ). ccciiiiiiinns 0].. ... 14,291 . ]0005 ...




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

¥¥'903

1 5 6 7 8 9 10 1 15 17 19 21 22 23
Cumulative
Prior
Year(s)
Strike Initial Cost Credit Hedge
Price, of Un- Current Quality |Effectiveness|
Date of Rate or discounted Unrealized Year's of at Inception
Maturity | Number Index Premium Valuation (Amorti- Refer- and at
Exchange, Counterparty Trade or of Notional Received | (Received) Increase/ zation)/ Potential ence | Quarter-end
Description or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Code (Decrease) Accretion Exposure | Entity (b)
.6400 / 6600 /
CALL OPTION GOLDMAN 6800 / 11600 /|
SEP31SPXC@6400 SACHS 12400 / 4800 /
09/19/2031 6400. INTERNATIONA W22LROWP2IHZN |10/16/2025(09/19/2031 5000 / 5600 /
CALL BHF5FYF73 | BB6K528 .......cceees fovvvies e e 1,089 1,849,685 1,671,947 [ O, 0. 1,452,491 | . 1,452,491 . (306,448).....ccevveeeeee Ot O O 21,638] .......... |0005 ..........
CALL OPTION
OCT31SPX C@
6600 10/17/2031
6600. CALL BARCLAYS G5GSEF7VJP5I70 |10/23/2025|10/17/2031 6600 / 11600 /|
BHF5GW4K9 ....... BANK PLC ....... UKS573 .o | s e 232 1,384,843/5600 / 5000 |....... 309,710(........ceeeeee. Ofriiiiiniiennnn 0., 203,131 | ... ... 203,131 | (76,127).ccccceveeeec. O O O 16,313] .......... |0005 ..........
CALL OPTION
OCT31SPX C@
6800 10/17/2031
6800. CALL BANK OF B4TYDEBBGKMZO |10/30/2025]10/17/2031 6800 / 15200 /,
BHF5HJYES ........ AMERICANA ... 031MB27 ...cccvvveees |ovvvnnee foeeeeee s 218 1,629,413(5800 ... 381,650 |.cccuuciieeeeee Ofeeiieiiiici i 00000274274 L |l 274,274 (61,266)......cceeeeeeee Ofeeeeeniieeeces O O 19,194 .......... |0005 ..........
CALL OPTION
OCT26SPXC@656 MORGAN .6567 /6708 /
7 10/16/2026 6567. STANLEY & CO  4PQUHN3JPFGFN |11/20/2025]10/16/2026 6883 / 7627 /
CALL BHF5KN036 INTL. PLC ........ F3BB653 ....cccevveee fovveeeee s e 1,046 3,222,814|6037 / 6056 |........ 87,613|f.....ccccceee... 0eeeennneeennn. 0. 63,088 ... ... 63,088]...... (129,827)...eeevvveeeeeee Ot O O 11,898] .......... |0005 ..........
CALL OPTION
OCT31SPXC@675 MORGAN
210/17/2031 6752. STANLEY & CO  4PQUHN3JPFGFN |11/20/2025]10/17/2031 .6752/ 8673/
CALL BHF5KN044 INTL. PLC ........ F3BB653 ....cccevvvee foeveeeee s e 377 2,610,097[6345 ... 183,109|...cccvvvceeec O O 141,728 | e 141,728 ). (59,410)-..ueeeeeeeeee O e O O e 30,747] .......... |0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726. MORGAN
CALL BHF5KNOC6 STANLEY & CO 4PQUHN3JPFGFN |11/20/2025|10/20/2028 .6726 /8359 /
........................... INTL. PLC ........ F3BB653 .....cccve. [ceeeunne JRURIY -7 4 467,347 ... 33,422 e (11,766 e 3,738 i
CALL OPTION
NOV31SPXC@660 .6600 / 6800 /
0 11/21/2031 6600. BARCLAYS G5GSEF7VJP5I70 |12/04/2025|11/21/2031 11600 / 5000 /
CALL BHF5LQJX2 BANKPLC ....... UKS573 i e s o, 548 1,419,638)5600 / 5800 |....... 869,255|.............596|................ 0].......671,265| "......... |.......671,264|..... (164,188).....ccvvvennn. Oeiiiiiiins (596)......ccceeeee. Ofnnnnns 16,867] .......... |0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
DEC31SPXC@7000

12/19/2031 7000.
CALL BHF5NZHBO;
CALL OPTION
DEC31SPXC@6800|
12/19/2031 6800.
CALL BHF5NZHA2;
CALL OPTION
DEC31SPXC@1160|
0 12/19/2031

11600. CALL
BHF5NZHCS; PUT
OPTION
DEC31SPXP@5800
12/19/2031 5800.
PUT BHF5NZHE4;
PUT OPTION
DEC31SPXP@5200
12/19/2031 5200.
PUT BHF5NZHD6;
PUT OPTION
DEC31SPXP@6200 JPMORGAN . 7000 / 6800 /
12/19/2031 6200. | Index Linked Equity/Inde [ CHASE BANK  7H6GLXDRUGQFU |01/08/2026|12/19/2031 11600 / 5800 /
PUT BHF5NZHF1 . | Annuities ............. Exh5....... Xeorrvrreranns NA. i 57RNEO7 oovoveeces fvveee e e, 513...... 1,572,929|5200 / 6200 |................ of...... 698,999]......c..un. of...... 473,363]...........

....... 473,363]..... (225,636)................ O]................ Of................ Of........ 18,815 .......... [0005 ..........




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Description

Exchange, Counterparty
or Central Clearinghouse

7

Date of
Maturity
or
Expiration

8

Number

of

Contracts

10

Strike
Price,
Rate or
Index
Received
(Paid)

11

Cumulative
Prior
Year(s)
Initial Cost
of Un-
discounted
Premium
(Received)
Paid

12

Current

Year Initial

Cost of
Un-

discounted
Premium
(Received)

Paid

15

Code

Unrealized
Valuation
Increase/

(Decrease)

18

Total
Foreign
Exchange
Change in
B./A.C.V.

20

Adjustment
to Carrying
Value of
Hedged
Item

21

Potential
Exposure

22

Credit
Quality
of
Refer-
ence
Entity

9%'903

CALL OPTION
JAN32SPXC@7000
01/16/2032 7000.
CALL BHF5PVEO04;
CALL OPTION
JAN32SPXC@6800
01/16/2032 6800.
CALL BHF5PVDY1
CALL OPTION
JAN32SPXC@7000
01/16/2032 7000.
CALL
BHF5RDKWS;
CALL OPTION
JAN32SPXC@6800
01/16/2032 6800.
CALL BHF5RDKLS;
CALL OPTION
JAN32SPXC@1160
001/16/2032
11600. CALL
BHF5RDKB1; CALL
OPTION
JAN32SPXC@1400
001/16/2032
14000. CALL
BHF5RDK39; PUT
OPTION
JAN32SPXP@6000
01/16/2032 6000.
PUT BHF5RDKR®;
PUT OPTION
JAN32SPXP@6200
01/16/2032 6200.
PUT BHF5RDLO04;
PUT OPTION
JAN32SPXP@5800
01/16/2032 5800.
PUT BHF5RDK96 .

Equity/Inde

Equity/Inde

BANK OF

AMERICA NA ...

JPMORGAN
CHASE BANK
NA s

B4TYDEB6GKMZO
031MB27 .............

7H6GLXDRUGQFU
S57RNE97 .............

01/16/2032

01/16/2032

...7000 / 6800

.7000 /6800 /
11600 / 14000

6000 / 6200 /|
5800

....... 685,478

....... 477,002

(119,588

(185,013




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

L¥'903

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
JAN32SPXC@7000

01/16/2032 7000.
CALL BHF5SWXB4;
CALL OPTION
JAN32SPXC@1360
0 01/16/2032
13600. CALL
BHF5SWXDO; PUT
OPTION
JAN32SPXP@5200
01/16/2032 5200. | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |02/12/2026|01/16/2032 7000 / 13600 /|
PUT BHF5SWXE8 |Annuities ............. Exh 5 ....... X.. ... |AMERICANA ... 031MB27 ............. e B oo 139 1,133,836(5200

CALL OPTION
FEB32SPXC@6800
02/20/2032 6800.
CALL BHF5TLUJ3;
PUT OPTION
FEB32SPXP@5800
02/20/2032 5800. | Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (02/19/2026(02/20/2032
PUT BHF5TLUPY . |Annuities ............. Exh 5 ....... Xeorereraranenn BANK PLC ....... UKS573 oo foveee v e 173 935,830)...6800 / 5800|................ of...... 292,342 of....... 238,444 ..o o 238,444 |....... (53,898)....c.cneen. 0] USSR [o] SS of....... 11,362 oo 0005 ..........
CALL OPTION
FEB32SPXC@7000
02/20/2032 7000.
CALL BHF5TZYF6;
CALL OPTION
FEB32SPXC@6800
02/20/2032 6800.
CALL BHF5TZYG4;
CALL OPTION
FEB32SPXC@1400
0 02/20/2032
14000. CALL
BHF5TZYL3; CALL
OPTION
FEB32SPXC@1160
0 02/20/2032
11600. CALL
BHF5TZYH2; CALL
OPTION
FEB32SPXC@1360
0 02/20/2032
13600. CALL
BHF5TZYJ8; PUT
OPTION
FEB32SPXP@5200 . 7000 / 6800 /
02/20/2032 5200. | Index Linked Equity/Inde |BARCLAYS G5GSEF7VJP5I70 |02/26/2026)|02/20/2032 14000 / 11600
PUT BHF5TZYK5 . | Annuities ............. Exh5....... Xevrroressanns BANKPLC ....... UK5573 .o R e e 327]...... 1,521,523/ 13600 / 5200|................ 0f...... 515,890|...ccccvcunnnes of...... 384,650 e ornnes 384,650]..... (131,240

203,604 |.. 149,525 . 10005 ...
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
CALL OPTION
FEB32SPXC@6800
02/20/2032 6800.
CALL BHF5VHE6W?7;
PUT OPTION
FEB32SPXP@6200
02/20/2032 6200. Index Linked Equity/Inde ROMUWSFPUSMP |03/12/2026|02/20/2032
PUT BHF5VH714 . [Annuities ............. Exh5....... Xeerrrrrnannns BNP PARIBAS .. RO8KS5P83 .......ce. |oeeeee  oveeee oviiieiis 143]........ 890,020]...6800 / 6200................ 0]....... 196,664 |......ccevvennn. 0]....... 168,599]...cccoiii |ovnnns 168,599|....... (28,065).......cccennns O Of s (o] O 10,805] .......... 0005..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1
CALL OPTION
SEP26SPXC@3400
09/18/2026 3400.
CALL BHF5WSTB3;
PUT OPTION
SEP26SPXP@5800
09/18/2026 5800.
PUT BHF5WSU13;
PUT OPTION
SEP26SPXP@2600
09/18/2026 2600.
PUT BHF5WSUB1;
PUT OPTION
SEP26SPXP@2500
09/18/2026 2500.
PUT
BHFSWSWW3;
PUT OPTION
SEP26SPXP@6000
09/18/2026 6000.
PUT BHF5WSV95;
CALL OPTION
SEP26SPXC@6400
09/18/2026 6400.
CALL BHF5WSULY;
CALL OPTION
SEP26SPXC@6600
09/18/2026 6600.
CALL
BHF5WSTQO;
CALL OPTION
SEP26SPXC@3300
09/18/2026 3300.
CALL
BHF5WSUPO;
CALL OPTION
SEP26SPXC@3500
09/18/2026 3500.
CALL BHF5WSTRS;
CALL OPTION
SEP26SPXC@7600
09/18/2026 7600.
CALL
BHFSWSWR4;
CALL OPTION
SEP26SPXC@6800
09/18/2026 6800.
CALL
BHF5WSWKS;
CALL OPTION
SEP26SPXC@7800
09/18/2026 7800.
CALL
BHF5WSWS?2;
CALL OPTION
SEP26SPXC@7400
09/18/2026 7400.
CALL
BHFSWSWNS ......

Index Linked
Annuities .............

Equity/Inde

5
GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN
..................... BB6KS528 .............

6

03/27/2026

7

09/18/2026

8

......... 1,527

9

...... 1,663,626

.3400/ 5800/
2600 / 2500 /
6000 / 6400 /
6600 / 3300 /
3500 / 7600 /
6800 / 7800 /

7400

10

11

12

....2,345,962

13

14

....2,475,999

15

....2,475,999

....... 130,037

18

19

20

21

22

23
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CALL OPTION
JUN26RTYC@2100
06/18/2026 2100.
CALL BHF5WSTP2;
CALL OPTION
JUN26RTYC@2200
06/18/2026 2200.
CALL BHF5WSTT4;
CALL OPTION
JUN26RTYC@2300
06/18/2026 2300.
CALL BHF5WSTUT1;

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

PUT OPTION GOLDMAN

JUN26RTYP@1900 SACHS

06/18/2026 1900. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|06/18/2026 .2100 / 2200 /

PUT BHF5WSTY3 | Annuities ............. Exh5....... Xeorrreraranans Lo BB6K528 .o |oviee v e 180]........ 340,829|2300 / 1900 |...oovoveveree O eunenes [CRX:1) I o] RO (2,226) .. e (2,226).......... 1,460|.....cccceceee O O O 793 v 0005 ..........
CALL OPTION

OCT26RTYC@240

0 10/16/2026 2400.

CALL BHF5WSU39;

PUT OPTION GOLDMAN

OCT26RTYP@2200 SACHS

10/16/2026 2200. |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/16/2026

PUT BHF5WSUA3 | Annuities ............. Exh 5 ....... Xewrererarereee | Lo BBOK528 ..o |oveee oeveee e 239|........ 526,193)...2400 / 2200|................ O|........ 41,003]...ccccveveen O 46,443 .. [ 46,443|.......... 5,440....ccveevere. Ofeoreiciieie O O [ 1,943 oo 0005 ..........
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CALL OPTION
AUG26RTYC@220
0 08/21/2026 2200.
CALL
BHF5WSUV7;
CALL OPTION
AUG26RTYC@230
0 08/21/2026 2300.
CALL BHF5WSVBO;
CALL OPTION
AUG26RTYC@240
0 08/21/2026 2400.
CALL BHF5SWSVA2;
PUT OPTION
AUG26RTYP@200
0 08/21/2026 2000.
PUT BHF5WSVE4;
PUT OPTION
AUG26RTYP@210
008/21/2026 2100.
PUT BHF5WSVJ3

Index Linked
Annuities

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

08/21/2026

........ 453,517

.2200 /2300 /
2400 /2000 /
2100

55,054

CALL OPTION
MAY26SPXC@580
0 05/15/2026 5800.
CALL BHF5WSV79;
PUT OPTION
MAY26SPXP@5400
05/15/2026 5400.
PUT BHF5WSTN?7,
PUT OPTION
MAY26SPXP@5000
05/15/2026 5000.
PUT BHF5WSVD6;
PUT OPTION
MAY26SPXP@5200
05/15/2026 5200.
PUT BHF5WSVCS;
CALL OPTION
MAY26SPXC@290
0 05/15/2026 2900.
CALL BHF5WSTAS;
CALL OPTION
MAY26SPXC@560
0 05/15/2026 5600.
CALL BHFSWSTLA1;
CALL OPTION
MAY26SPXC@300
0 05/15/2026 3000.
CALL BHFSWSTCH1;
CALL OPTION
MAY26SPXC@280
0 05/15/2026 2800.
CALL BHF5WST80;
CALL OPTION
MAY26SPXC@500
0 05/15/2026 5000.
CALL
BHFSWSTG2;
CALL OPTION
MAY26SPXC@600
0 05/15/2026 6000.
CALL BHF5WSV12;
CALL OPTION
MAY26SPXC@720
0 05/15/2026 7200.
CALL BHF5WSTDG9;
CALL OPTION
MAY26SPXC@480
0 05/15/2026 4800.
CALL BHF5WSTE7

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

05/15/2026

......... 1,786

...... 1,682,051

.5800/ 5400/
5000 / 5200 /
2900 / 5600 /
3000 / 2800 /
5000 / 6000 /

7200 / 4800

... 3,135,862

... 2,862,332

....2,862,332

(273,530
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CALL OPTION
JUL30SPXC@5600
07/19/2030 5600.
CALL
BHF5WSWPS,;
CALL OPTION
JUL30SPXC@5400
07/19/2030 5400.
CALL BHFSWT9T4;
CALL OPTION
JUL30SPXC@1080
007/19/2030
10800. CALL
BHF5WSWMS;
CALL OPTION
JUL30SPXC@1120
007/19/2030
11200. CALL
BHF5WSWQ6; PUT
OPTION
JUL30SPXP@4000
07/19/2030 4000.
PUT BHF5WT9V9;
PUT OPTION
JUL30SPXP@4800
07/19/2030 4800.
PUT BHFSWTOW?7;
PUT OPTION
JUL30SPXP@4200
07/19/2030 4200.
PUT BHFSWT9U1

Index Linked
Annuities

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

07/19/2030

.5600/ 5400/
10800 / 11200

4000/ 4800/
4200

.... 1,540,763

....1,587,126

.... 1,587,126

CALL OPTION
SEP30SPXC@5600
09/20/2030 5600.
CALL
BHFSWSWTO; PUT
OPTION
SEP30SPXP@4200
09/20/2030 4200.
PUT BHFSWSWU7
CALL OPTION
FEB32SPXC@6800
02/20/2032 6800.
CALL
BHFSWSWYS;
CALL OPTION
FEB32SPXC@8400
02/20/2032 8400.
CALL
BHF5WSWZ6; PUT
OPTION
FEB32SPXP@5200
02/20/2032 5200.
PUT BHF5WSX28

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

03/27/2026

09/20/2030

02/20/2032

..902,160

...5600 / 4200

.6800/ 8400/

5200

....... 380,581

....... 400,723

....... 400,723
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
NOV26SPXC@350
0 11/20/2026 3500.
CALL BHF5WSXF9;
PUT OPTION
NOV26SPXP@6200)
11/20/2026 6200.
PUT BHF5WSXT9;
PUT OPTION
NOV26SPXP@2600)
11/20/2026 2600.
PUT BHF5WSXP7;
PUT OPTION
NOV26SPXP@6000)
11/20/2026 6000.
PUT BHF5WSXS1;
PUT OPTION
NOV26SPXP@2800)
11/20/2026 2800.
PUT BHF5WSXR3;
CALL OPTION
NOV26SPXC@370
0 11/20/2026 3700.
CALL
BHF5WSXHS5;
CALL OPTION
NOV26SPXC@360
0 11/20/2026 3600.
CALL
BHF5WSXGT;
CALL OPTION
NOV26SPXC@660
0 11/20/2026 6600.
CALL BHF5WSXJ1;
CALL OPTION
NOV26SPXC@700
0 11/20/2026 7000.
CALL BHF5WSXKS;
CALL OPTION
NOV26SPXC@840
0 11/20/2026 8400.
CALL
BHF5WSXN2;
CALL OPTION
NOV26SPXC@780
0 11/20/2026 7800.
CALL
BHF5WSXM4;
CALL OPTION
NOV26SPXC@800
0 11/20/2026 8000. .3500 / 6200 /
CALL BHF5WSXLS6; 2600 / 6000 /
PUT OPTION 2800 / 3700 /
NOV26SPXP@2700) GOLDMAN 3600 / 6600 /
11/20/2026 2700. SACHS 7000 / 8400 /
PUT BHF5WSXQ5  |Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN (03/27/2026]|11/20/2026 7800 /8000 /
Annuities ............. Exh5....... Xevrorrinienn [ BB6K528 ............. b SO SOV 1,621)......1,940,613[2700 [ 0]....2,936,650 [...cccceucnes 0]....3,103,897|...

....3,103,897|....... 167,247 ).cvveennnnns (0] P (0] P [0 OO 7,769 ..

CALL OPTION
DEC26RTYC@250
0 12/18/2026 2500.
CALL
BHF5WSXUG;
CALL OPTION
DEC26RTYC@260
0 12/18/2026 2600.
CALL BHF5WSXXO0;
PUT OPTION
DEC26RTYP@2300 GOLDMAN
12/18/2026 2300. SACHS
PUT BHFSWSXW2 |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|12/18/2026 .2500/ 2600/
........................... Annuities ............. |Exh5 ... [Xeooooiiiiiies [, BBBK528 ..l e, ieveeenn. 3801........ 709,246[2300 evveeeeeeenen O 9,651 [ O 1377 e e 13,771 0 4,220 O O 0l 3,004 Ll [0005




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
FEB27RTYC@2600
02/19/2027 2600.
CALL
BHF5WSYN1;
CALL OPTION
FEB27RTYC@2700
02/19/2027 2700.
CALL
BHF5WSYQ4; PUT
OPTION GOLDMAN
FEB27RTYP@2400 SACHS
02/19/2027 2400.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|02/19/2027 .2600 /2700 /
PUT BHF5WSYR2 | Annuities ............. Exh5....... Xeorrvrraranans Lo BB6K528 .vovoveves |oveiee v e 302]........ 600,506/2400 | 0f........ (5,745 v 0f....... (X1 R (2,635).......... 3,110] i (0] O [o] TR o] T 2,833] e 0005 ..........

GG'9039

CALL OPTION
FEB27SPXC@6600
02/19/2027 6600.
CALL
BHF5WSYW1; PUT
OPTION
FEB27SPXP@3000
02/19/2027 3000.
PUT BHF5WSV46;
PUT OPTION
FEB27SPXP@2800
02/19/2027 2800.
PUT BHF5WSZ18;
PUT OPTION
FEB27SPXP@2900
02/19/2027 2900.
PUT BHF5WSZ26;
PUT OPTION
FEB27SPXP@6200
02/19/2027 6200.
PUT BHF5WSZ34;
CALL OPTION
FEB27SPXC@6800
02/19/2027 6800.
CALL BHF5WSYVS;
CALL OPTION
FEB27SPXC@3900
02/19/2027 3900.
CALL BHF5WSYTS;
CALL OPTION
FEB27SPXC@3800
02/19/2027 3800.
CALL BHF5WSYSO0;
CALL OPTION
FEB27SPXC@4000
02/19/2027 4000.
CALL
BHF5WSYUS;
CALL OPTION
FEB27SPXC@7400
02/19/2027 7400.
CALL BHF5WSYY7,
CALL OPTION
FEB27SPXC@8400
02/19/2027 8400.
CALL BHF5WSYZ4;

CALL OPTION

FEB27SPXC@8800

02/19/2027 8800. .6600 /3000 /
CALL BHF5WSZ00; 2800 / 2900 /
CALL OPTION 6200 / 6800 /
FEB27SPXC@7000 GOLDMAN 3900 / 3800 /
02/19/2027 7000. SACHS 4000 / 7400 /
CALL BHF5WSYX9 | Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|02/19/2027 8400 / 8800 /

........................... Annuities ............. [Exh5 ... [Xeooiioiis [Liiniinnnn. BBBK528 i [ .........2,649/......2,941,551[7000 bevveeeiiennn. 0]....3,224,645(................ 0].... 3,405,716 ........... |.... 3,405,716 |.......181,071|.....cccceeee. O Ofecnennnn 0l 13,878 .l [ 0005




96903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
APR27SPXC@4000
04/16/2027 4000.
CALL BHF5WSZL4;
CALL OPTION
APR27SPXC@4200
04/16/2027 4200.
CALL
BHF5WSZM2;
CALL OPTION
APR27SPXC@8000
04/16/2027 8000.
CALL BHF5WSZRH1;
CALL OPTION
APR27SPXC@7800
04/16/2027 7800.
CALL BHF5WSZNO;
PUT OPTION
APR27SPXP@3000
04/16/2027 3000.
PUT BHF5WSZP5;
PUT OPTION
APR27SPXP@3200
04/16/2027 3200.
PUT BHF5WSZS9;
PUT OPTION
APR27SPXP@3500
04/16/2027 3500.
PUT BHFSWSZT7,
PUT OPTION GOLDMAN .4000/ 4200/
APR27SPXP@3100 SACHS 8000 / 7800 /
04/16/2027 3100. |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|04/16/2027 3000 / 3200 /
PUT BHF5WSZQ3 [Annuities ............. Exh5....... Xewerassinnnnnn Lo, BB6K528 .....cooeees |oeeeeeee e 1,303)...... 1,950,969[3500 /3100 |....eeeevneee 0]....3,107,196|................ 0]...3,243,164]........... ....3,243,164]....... 135,968]....cccueennns (0] P (0] (o] OO 9,966] .......... 0005 ..........




26903

CALL OPTION
AUG27SPXC@440
0 08/20/2027 4400.
CALL BHF5WT0Q9;
CALL OPTION
AUG27SPXC@460
0 08/20/2027 4600.
CALL BHF5WTOR?;
CALL OPTION
AUG27SPXC@680
0 08/20/2027 6800.
CALL BHF5WTOSS;
CALL OPTION
AUG27SPXC@700
0 08/20/2027 7000.
CALL BHF5WTOVS;
CALL OPTION
AUG27SPXC@840
0 08/20/2027 8400.
CALL BHF5WTOTS3;
PUT OPTION
AUG27SPXP@3800
08/20/2027 3800.
PUT BHFSWTO0X4;
PUT OPTION
AUG27SPXP@3400
08/20/2027 3400.
PUT BHFSWTOWG;
PUT OPTION
AUG27SPXP@3300
08/20/2027 3300.
PUT BHF5WTOUO

Index Linked
Annuities

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

08/20/2027

......... 1

,022

...... 1,

587,593

.4400 / 4600 /
6800 / 7000 /
8400 / 3800 /
3400 / 3300

....2,016,460

....2,101,103

....2,

101,103

CALL OPTION
SEP27RTYC@2200
09/17/2027 2200.
CALL BHF5WTOYZ2;
CALL OPTION
SEP27RTYC@2300
09/17/2027 2300.
CALL BHF5WT0Z9

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

09/17/2027

266,376

...2200 / 2300

....... 116,026

....... 120,557

120,557




86903

CALL OPTION
NOV27SPXC@460
0 11/19/2027 4600.
CALL BHF5WT1PO;
CALL OPTION
NOV27SPXC@480
0 11/19/2027 4800.
CALL BHF5WT1Q8;
CALL OPTION
NOV27SPXC@840
0 11/19/2027 8400.
CALL BHF5WT1S4;
CALL OPTION
NOV27SPXC@680
0 11/19/2027 6800.
CALL BHF5WT1RG;
PUT OPTION
NOV27SPXP@3900
11/19/2027 3900.
PUT BHFSWT1U9;
PUT OPTION
NOV27SPXP@3500
11/19/2027 3500.
PUT BHFSWT1T2;
PUT OPTION
NOV27SPXP@4000|
11/19/2027 4000.
PUT BHFSWT1V7,
PUT OPTION
NOV27SPXP@4200)
11/19/2027 4200.
PUT BHFSWT1W5

Index Linked
Annuities

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

11/19/2027

1,385,266

.4600 /4800 /
8400 / 6800 /
3900 / 3500 /
4000 / 4200

.... 1,629,937

.... 1,708,070

.... 1,708,070

CALL OPTION
DEC27SPXC@4800
12/17/2027 4800.
CALL BHF5WT204;
CALL OPTION
DEC27SPXC@4600
12/17/2027 4600.
CALL BHFSWT1Z8;
CALL OPTION
DEC27SPXC@8400
12/17/2027 8400.
CALL BHF5WT220;
CALL OPTION
DEC27SPXC@6800
12/17/2027 6800.
CALL BHF5WT212;
PUT OPTION
DEC27SPXP@4000
12/17/2027 4000.
PUT BHFSWT253;
PUT OPTION
DEC27SPXP@3900
12/17/2027 3900.
PUT BHF5WT246;
PUT OPTION
DEC27SPXP@3500
12/17/2027 3500.
PUT BHF5WT238;
PUT OPTION
DEC27SPXP@4200
12/17/2027 4200.

PUT BHF5WT261 .

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

12/17/2027

1,406,047

.4800 /4600 /
8400 / 6800 /
4000 / 3900 /

3500 / 4200

... 1,763,895

... 1,850,136

... 1,850,136




65903

CALL OPTION
APR28RTYC@1900
04/21/2028 1900.
CALL BHF5WT2X2;
CALL OPTION
APR28RTYC@2000
04/21/2028 2000.
CALL BHF5WT2Z7

Index Linked
Annuities

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

04/21/2028

........ 260,712

...1900 / 2000

....... 195,385

....... 201,461

....... 201,461

CALL OPTION
APR28SPXC@4200
04/21/2028 4200.
CALL BHF5WT303;
PUT OPTION
APR28SPXP@3700
04/21/2028 3700.
PUT BHF5WT360;
CALL OPTION
APR28SPXC@4400
04/21/2028 4400.
CALL
BHF5WSUES;
CALL OPTION
APR28SPXC@4600
04/21/2028 4600.
CALL BHF5WT311;
CALL OPTION
APR28SPXC@4000
04/21/2028 4000.
CALL BHF5WT2YO;
CALL OPTION
APR28SPXC@7800
04/21/2028 7800.
CALL BHF5WT329;
CALL OPTION
APR28SPXC@1040
004/21/2028
10400. CALL
BHF5WT337; PUT
OPTION
APR28SPXP@3800
04/21/2028 3800.
PUT BHF5WT386;
PUT OPTION
APR28SPXP@3300
04/21/2028 3300.
PUT BHF5WT345;
PUT OPTION
APR28SPXP@3400
04/21/2028 3400.
PUT BHF5WT352 .

Index Linked
Annuities

Equity/Inde
X..

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528 ... -

03/27/2026

04/21/2028

1,002,949

.4200 /3700 /
4400 / 4600 /
4000 / 7800 /
10400/ 3800 /
3300 / 3400

....2,983,315]..

... 3,120,027

... 3,120,027

....... 136,712

. [0005 ...




09903

CALL OPTION
AUG28SPXC@400
0 08/18/2028 4000.
CALL BHF5WTA4CG6;
CALL OPTION
AUG28SPXC@420
0 08/18/2028 4200.
CALL BHF5WT4D4;
CALL OPTION
AUG28SPXC@840
0 08/18/2028 8400.
CALL BHF5WT4E2;
PUT OPTION
AUG28SPXP@3100
08/18/2028 3100.
PUT BHFSWT4G7,
PUT OPTION
AUG28SPXP@3500
08/18/2028 3500.
PUT BHF5WT4J1;
PUT OPTION
AUG28SPXP@3000
08/18/2028 3000.
PUT BHFSWT4F9;
PUT OPTION
AUG28SPXP@3200
08/18/2028 3200.
PUT BHF5WT4H5

Index Linked
Annuities

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

08/18/2028

...... 1,

080,140

.4000 /4200 /
8400 /3100 /
3500 / 3000 /
3200

....2,291,364

....2,395,262

....2,

395,262

....... 103,898

CALL OPTION
SEP28RTYC@1700
09/15/2028 1700.
CALL BHF5WT4KS;
CALL OPTION
SEP28RTYC@1800
09/15/2028 1800.
CALL BHF5WT4L6

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

09/15/2028

215,938

...1700 / 1800

....... 225,499

....... 232,036

232,036




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
DEC28SPXC@4000|
12/15/2028 4000.
CALL BHF5WT5K7;
CALL OPTION
DEC28SPXC@3900|
12/15/2028 3900.
CALL BHF5WT5J0;
CALL OPTION
DEC28SPXC@3800|
12/15/2028 3800.
CALL BHF5WT5H4;
CALL OPTION
DEC28SPXC@1040|
0 12/15/2028

10400. CALL
BHF5WT5M3; CALL|
OPTION
DEC28SPXC@1080|
0 12/15/2028

10800. CALL
BHF5WT5L5; PUT
OPTION
DEC28SPXP@3000
12/15/2028 3000.
PUT BHF5WT5PS;
PUT OPTION GOLDMAN .4000 /3900 /
DEC28SPXP@2900 SACHS 3800 / 10400 /,
12/15/2028 2900. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|12/15/2028 10800 / 3000 /
PUT BHF5WT5N1 | Annuities ............. Exh5....... Xeorrvrraranans Lo BB6K528 .vovoveves |oviee v e 868|...... 1,341,1052900 |iceeieenanns 0[...2,483,029]................ 0[....2,593,391 | ..ccunen ....2,593,391]....... 110,362 (0] O [o] TR 0f....... 11,043] oo 0005 ..........

19903

CALL OPTION
FEB29SPXC@4200
02/16/2029 4200.
CALL BHF5WT5Y7;
CALL OPTION
FEB29SPXC@4000
02/16/2029 4000.
CALL BHF5WT5X9;
CALL OPTION
FEB29SPXC@1120
0 02/16/2029
11200. CALL
BHF5WT600; CALL
OPTION
FEB29SPXC@1080
0 02/16/2029
10800. CALL
BHF5WT524; PUT
OPTION
FEB29SPXP@3000
02/16/2029 3000.
PUT BHF5WT618;
PUT OPTION GOLDMAN
FEB29SPXP@3100 SACHS .4200 / 4000 /
02/16/2029 3100.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|02/16/2029 11200 / 10800
PUT BHF5WT626 . | Annuities ............. Exh 5 ....... X.. e L e BB6K528 ... I B eeee. 873 2,111,205}/ 3000 / 3100 |..

. 10005 ...

....2,384,494 .. ....2,491,210]........... ....2,491,210|....... 106,716 |........cc...... 0lf..




9903

CALL OPTION
MAY29SPXC@400
0 05/18/2029 4000.
CALL BHF5WT6J9;
CALL OPTION
MAY29SPXC@420
0 05/18/2029 4200.
CALL BHF5WT6L4;
CALL OPTION
MAY29SPXC@128
00 05/18/2029
12800. CALL
BHF5WT6M2; CALL|
OPTION
MAY29SPXC@124
00 05/18/2029
12400. CALL
BHFS5WT6K6; PUT
OPTION
MAY29SPXP@3100
05/18/2029 3100.
PUT BHFSWT6GNO;
PUT OPTION
MAY29SPXP@3200
05/18/2029 3200.
PUT BHFSWT6P5

Index Linked
Annuities

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

05/18/2029

......... 1,

003

...... 2,

567,617

.4000/ 4200/
12800 / 12400
3100/ 3200

....2,705,222

....2,832,749

....2,

832,749

....... 127,527

CALL OPTION
JUN29RTYC@1900
06/15/2029 1900.
CALL BHF5WT6QS;
PUT OPTION
JUN29RTYP@1400
06/15/2029 1400.
PUT BHFSWT6R1
CALL OPTION
JUN29SPXC@4400
06/15/2029 4400.
CALL BHFSWT6T7;
CALL OPTION
JUN29SPXC@4200
06/15/2029 4200.
CALL BHF5WT6S9;
CALL OPTION
JUN29SPXC@1280
0 06/15/2029
12800. CALL
BHF5WSW29;
CALL OPTION
JUN29SPXC@1320
0 06/15/2029
13200. CALL
BHF5WSW45; PUT
OPTION
JUN29SPXP@3200
06/15/2029 3200.
PUT BHF5SWSW52;
PUT OPTION
JUN29SPXP@3300
06/15/2029 3300.
PUT BHF5WT6U4
CALL OPTION
JUL29RTYC@1900
07/20/2029 1900.
CALL BHF5WT6V2;
CALL OPTION
JUL29RTYC@2000
07/20/2029 2000.
CALL BHF5WT6WO

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

03/27/2026

03/27/2026

06/15/2029

06/15/2029

07/20/2029

......... 1

,006

...... 2,

197,358

873,557

243,644

...1900/ 1400

.4400/ 4200/
12800 / 13200
3200/ 3300

...1900 / 2000

....... 109,299

....2,576,543

....... 211,617

....... 113,126

....2,699,317

....... 218,688

....2,

113,126

699,317

218,688

....... 122,774




€9'903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
AUG29SPXC@440
0 08/17/2029 4400.
CALL BHF5WT709;
CALL OPTION
AUG29SPXC@460
0 08/17/2029 4600.
CALL BHF5WT733;
CALL OPTION
AUG29SPXC@132
00 08/17/2029
13200. CALL
BHF5WT741; CALL
OPTION
AUG29SPXC@136
00 08/17/2029
13600. CALL
BHF5WT758; PUT
OPTION
AUG29SPXP@3400
08/17/2029 3400.
PUT BHF5WT774;
PUT OPTION GOLDMAN
AUG29SPXP@3300 SACHS .4400 / 4600 /
08/17/2029 3300.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|08/17/2029 13200 / 13600
PUT BHF5WT766 . | Annuities ............. Exh5....... X.. o L i BB6K528 ... i P e .. 3,524,056/ 3400 / 3300 |..
CALL OPTION
SEP29SPXC@4600
09/21/2029 4600.
CALL BHF5WT7BS;
CALL OPTION
SEP29SPXC@4400
09/21/2029 4400.
CALL BHF5WT7AT7;
CALL OPTION
SEP29SPXC@4200
09/21/2029 4200.
CALL BHF5WT790;
CALL OPTION
SEP29SPXC@1320
0 09/21/2029
13200. CALL
BHF5WT7D1; CALL
OPTION
SEP29SPXC@1360
0 09/21/2029
13600. CALL
BHF5WT7EQ; CALL
OPTION
SEP29SPXC@1280
0 09/21/2029
12800. CALL
BHF5WT7C3; PUT
OPTION
SEP29SPXP@3300
09/21/2029 3300.
PUT BHFSWT7G4;
PUT OPTION
SEP29SPXP@3200
09/21/2029 3200.
PUT BHF5WT7F6; .4600 / 4400 /
PUT OPTION GOLDMAN 14200 / 13200 /
SEP29SPXP@3400 SACHS 13600 / 12800
09/21/2029 3400. | Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026(09/21/2029 3300 /3200 /
PUT BHFSWT7H2 |Annuities ............. Exh 5 ....... X.. e L BB6K528 ... I e 3400

....2,912,241].. ....3,049,364]........... ....3,049,364|....... 137,123 ... 0f.. . 10005 ...

....2,962,708]..

....3,101,981]........... ....3,101,981[....... 139,273 ].cvviiiiins 0l.. . [0005 ...




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
JAN30SPXC@5000
01/18/2030 5000.
CALL BHF5WT8C2;
CALL OPTION
JAN30SPXC@4600
01/18/2030 4600.
CALL BHF5WT8AS;
CALL OPTION
JAN30SPXC@4800
01/18/2030 4800.
CALL BHF5WT8B4;
CALL OPTION
JAN30SPXC@1440
001/18/2030
14400. CALL
BHF5WTS8ES; CALL
OPTION
JAN30SPXC@1400
0 01/18/2030
14000. CALL
BHF5WT8DO; PUT
OPTION
JAN30SPXP@3600
01/18/2030 3600.
PUT BHFSWT8G3;
PUT OPTION
JAN30SPXP@3500
01/18/2030 3500.
PUT BHF5WT8FS5;
PUT OPTION GOLDMAN .5000 / 4600 /
JAN30SPXP@3700 SACHS 14800 / 14400 /
01/18/2030 3700.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|01/18/2030 14000 / 3600 /
PUT BHF5WT8H1 | Annuities ............. Exh5....... Xeorrvrraranans Lo BB6K528 .vovcveien fooveee oo e 1,044/......2,087,206/3500 / 3700 |................ 0[...2,386,516]................ 0[....2,501,031 | ..ccuunes ....2,501,031....... 114,515 (0] O [o] TR 0f....... 20,358 ..o 0005 ..........

9903

CALL OPTION
FEB30SPXC@5200
02/15/2030 5200.
CALL BHF5WT8K4;
CALL OPTION
FEB30SPXC@4800
02/15/2030 4800.
CALL
BHF5WSWD5;
CALL OPTION
FEB30SPXC@5000
02/15/2030 5000.
CALL
BHF5WSWES3;
CALL OPTION
FEB30SPXC@1120
0 02/15/2030
11200. CALL
BHF5WT8L2; CALL
OPTION
FEB30SPXC@1160
0 02/15/2030
11600. CALL
BHF5WT8MO; PUT
OPTION
FEB30SPXP@3800
02/15/2030 3800.
PUT BHF5WT8P3;
PUT OPTION GOLDMAN .5200 / 4800 /
FEB30SPXP@3700 SACHS 5000 / 11200 /,
02/15/2030 3700.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|02/15/2030 11600 / 3800 /
PUT BHF5WT8N8 | Annuities ............. Exh 5 ....... Xeorererararenn | IR BBOK528 ..ocvcvvevre foeveeee oo i 1,151|...... 2,355,270[3700  |eeeereienne. 0[....2,462,773................ 0[....2,555,474]........... ....2,555,474/........ 92,701 |cvcvereranane [0] USRS [0] EUS 0f........ 23,203 .o 0005 ..........
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CALL OPTION

MAY30RTYC@210
005/17/2030 2100.
CALL BHF5WT964;
CALL OPTION

MAY30RTYC@200
0 05/17/2030 2000.
CALL BHF5WT972

Index Linked
Annuities

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

05/17/2030

........ 282,166

...2100 /2000

....... 226,688

....... 234,886

....... 234,886

CALL OPTION
MAY30SPXC@540
0 05/17/2030 5400.
CALL BHF5WTOAS;
CALL OPTION
MAY30SPXC@500
0 05/17/2030 5000.
CALL BHF5WT980;
CALL OPTION
MAY30SPXC@520
0 05/17/2030 5200.
CALL BHF5WT998;
CALL OPTION
MAY30SPXC@116
00 05/17/2030
11600. CALL
BHFS5WTOC1; CALL
OPTION
MAY30SPXC@120
00 05/17/2030
12000. CALL
BHFSWTOB3; PUT
OPTION
MAY30SPXP@3800
05/17/2030 3800.
PUT BHFSWTOD9;
PUT OPTION
MAY30SPXP@4000
05/17/2030 4000.
PUT BHFSWTOF4;
PUT OPTION
MAY30SPXP@3900
05/17/2030 3900.
PUT BHFSWTOE7

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

05/17/2030

...... 2,319,129

.5400/ 5000/
5200 / 11600 /
12000/ 3800 /

4000 / 3900

... 2,340,563

... 2,424,142

....2,424,142




99903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
AUG26MXEAC@26
13 08/21/2026
2613. CALL
BHF5X6HY3; CALL
OPTION
AUG26MXEAC@26
96 08/21/2026
2696. CALL
BHF5X6HX5; CALL
OPTION
AUG26MXEAC@27
92 08/21/2026
2792. CALL
BHF5X6HV9; CALL
OPTION
AUG26MXEAC@30
65 08/21/2026
3065. CALL
BHF5X6HU1

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

08/21/2026

........ 487,296

513,422

149,506

...... 1,961,707

544,949

...2096 / 2980

...2496 / 2743

...2248 [ 2820

...1669 / 3960

.2613 /2696 /
2792 / 3065

(133,319

(811,510

0]..... (1

(8

36,059

08,497

(136,059

(28,791

(808,497

(64,164

CALL OPTION
NOV26MXEAC@15
97 11/20/2026
1597. CALL
BHF5X6J13; CALL
OPTION
NOV26MXEAC@37
27 11/20/2026
3727. CALL
BHF5X6J05

Index Linked
Annuities

Equity/Inde

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

11/20/2026

90,508

...1697 [ 3727

(42,444
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMO ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 697|...... 1,961,707|...1669 / 3960|................ 0f..... (811,510)....overee 0f..... (808,497).........c. |..... (808,497).......... X1 0] USSR [o] SS 0] AU 3,444 .......... 0005 ..........
CALL OPTION
NOV26MXEAC@15
97 11/20/2026
1597. CALL
BHF5X6J13; CALL
OPTION
NOV26MXEAC@37
27 11/20/2026 MORGAN
3727. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|11/20/2026
BHF5X6J05 ......... Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres foveee fooveeee e 34 90,508|...1597 / 3727 |................ of....... (40,781)..cocereee. of....... (42,444 ..o v (42,444........ (1,663)....vvreee 0] USSR [o] SS 0] ST K171 - 0005 ..........
CALL OPTION
DEC26MXEAC@20
66 12/18/2026
2066. CALL
BHF5X6J39; CALL
OPTION
DEC26MXEAC@46
76 12/18/2026 MORGAN
4676. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|12/18/2026
BHF5X6J54 ......... Annuities ............. Exh5....... Xeorrvrraranans INTL. PLC ........ F3BB653 .vovoveees |oveee ooveee oo 552]...... 1,860,792|...2066 / 4676|................ 0f.... (452,789)................ 0f.... (452,481) .ccccoveva |onnn (452,481)...vcvue KI0):] (0] O [o] TR o] T 7,883] .ooanen 0005 ..........

CALL OPTION
FEB27MXEAC@16
81 02/19/2027
1681. CALL
BHF5X6J62; CALL
OPTION
FEB27MXEAC@41
60 02/19/2027 MORGAN
4160. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|02/19/2027
BHF5X6J88 ......... Annuities ............. Exh5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveeres foeveee oeveeee e L] A 46,728|...1681/ 4160|................ 0f....... (17,314).ccrrrnne. of....... IGE:XeP2:) I N (18,928......... (1,614 [0] USRS [0] EUS 0] AU 220| o 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMO ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 697|...... 1,961,707|...1669 / 3960|................ 0f..... (811,510)....overee 0f..... (808,497).........c. |..... (808,497).......... X1 0] USSR [o] SS 0] AU 3,444 .......... 0005 ..........
CALL OPTION
FEB27MXEAC@16
81 02/19/2027
1681. CALL
BHF5X6J62; CALL
OPTION
FEB27MXEAC@41
60 02/19/2027 MORGAN
4160. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|02/19/2027
BHF5X6J88 ......... Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres foveee fooveeee e L] 46,728|...1681/ 4160|................ of....... (17,314) e of....... IGE:XeP2:) I N (18,928......... (1,614).cevvreee 0] USSR [o] SS 0] ST 220| ove 0005 ..........
CALL OPTION
MAY27MXEAC@22
91 05/21/2027
2291. CALL
BHF5X6JA3; CALL
OPTION
MAY27MXEAC@50
86 05/21/2027 MORGAN
5086. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/21/2027
BHF5X6JD7 ......... Annuities ............. Exh5....... Xeorrvrraranans INTL. PLC ........ F3BB653 .oovoveees fooveee oo o 1,056/......3,895,056)|...2291 / 5086 |................ 0f.... (684,795)................ 0f..... (687,658)........... |..... (687,658)......... (2,863).....cuueen (0] O [o] TR 0f....... 20,791 oo 0005 ..........

CALL OPTION
MAY27MXEAC@23
10 05/21/2027
2310. CALL
BHF5X6JES5; CALL
OPTION
MAY27MXEAC@29
60 05/21/2027 MORGAN
2960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/21/2027
BHF5X6JCY ......... Annuities ............. Exh5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveeres foeveee oeveeee e (] 184,450[...2310 / 2960 |................ 0f....... (28,610)....cuvnereen. of....... (30,560) ...cvevens |ovee (30,560}......... (1,950).....ccvcvenee [0] USRS [0] EUS 0] AU 985| .o 0005 ..........
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
MAY27MXEAC@23
10 05/21/2027
2310. CALL
BHF5X6JES; CALL
OPTION
MAY27MXEAC@29
60 05/21/2027
2960. CALL
BHF5X6JC9
CALL OPTION
AUG27MXEAC@23
69 08/20/2027
2369. CALL
BHF5X6JG0; CALL
OPTION
AUG27MXEAC@33
51 08/20/2027
3351. CALL
BHF5X6JH8

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

05/21/2027

08/20/2027

...... 1

487,296

513,422

149,506

,961,707

184,450

171,600

...2096 / 2980

...2496 / 2743

...2248 [ 2820

...1669 / 3960

...2310/ 2960

...2369 / 3351

(133,319

(811,510

0]..... (1

(8

36,059

08,497

(136,059

(28,791

(808,497

(31,455

CALL OPTION
NOV27MXEAC@23
43 11/19/2027
2343. CALL
BHF5X6JJ4; CALL
OPTION
NOV27MXEAC@26
97 11/19/2027
2697. CALL
BHF5X6JL9

Index Linked
Annuities

Equity/Inde

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

11/19/2027

158,760

...2343 1 2697

(15,600
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMO ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 697|...... 1,961,707|...1669 / 3960|................ 0f..... (811,510)....overee 0f..... (808,497).........c. |..... (808,497).......... X1 0] USSR [o] SS 0] AU 3,444 .......... 0005 ..........
CALL OPTION
NOV27MXEAC@23
43 11/19/2027
2343. CALL
BHF5X6JJ4; CALL
OPTION
NOV27MXEAC@26
97 11/19/2027 MORGAN
2697. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|11/19/2027
BHF5X6JLY ......... Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres foveee fooveeee e 63]....... 158,760|...2343 / 2697 |................ of....... (13,364)......cnenn. of....... (15,600 ..vcvenens |oreee (15,600......... (2,236)...ccvcvernee 0] USSR [o] SS 0] AU 1,016 oveenee 0005 ..........
CALL OPTION
NOV27MXEAC@23
03 11/19/2027
2303. CALL
BHF5X6JN5; CALL
OPTION
NOV27MXEAC@57
38 11/19/2027 MORGAN
5738. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|11/19/2027
BHF5X6JM7 ........ Annuities ............. Exh5....... Xeorrvrraranans INTL. PLC ........ F3BB653 .oovoveees fooveee oo o 1,019|......4,096,890)|...2303 / 5738|................ 0f.... (677,299)................ 0f..... (692,565)........... |..... (692,565)....... (15,266)................ (0] O [o] TR 0f....... 26,220 .......... 0005 ..........

CALL OPTION
FEB28MXEAC@24
20 02/18/2028
2420. CALL
BHF5X6JR6; CALL
OPTION
FEB28MXEAC@29
15 02/18/2028 MORGAN
2915. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|02/18/2028
BHF5X6JQS8 ......... Annuities ............. Exh5 ....... Xewrrrrersanens INTL. PLC ........ F3BBB53 .ocvvviees foveees v e A] 210,733|...2420 / 2915|......cvenee. (o] N (22,439)....ccvrnenene [o] B (24,582) .cvvevenes | (24,582)......... (2,143).c.cvrrnee [0] USRS [0] EUS 0] AU 1,448 .......... 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMO ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 697|...... 1,961,707|...1669 / 3960|................ 0f..... (811,510)....overee 0f..... (808,497).........c. |..... (808,497).......... X1 0] USSR [o] SS 0] AU 3,444 .......... 0005 ..........
CALL OPTION
FEB28MXEAC@24
20 02/18/2028
2420. CALL
BHF5X6JR6; CALL
OPTION
FEB28MXEAC@29
15 02/18/2028 MORGAN
2915. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|02/18/2028
BHF5X6JQS8 ......... Annuities ............. Exh5 ....... Xewrvrreennens INTL. PLC ........ F3BBB53 cvovvvvees foeveees v e A] 210,733|...2420 / 2915|....cvvenee [o] N (22,439)...ccvennene (o] N (24,582) .cvvevenes |orenne (24,582)......... (2,143).cevrnen 0] USSR [o] SS 0] AU 1,448 ... 0005 ..........
CALL OPTION
MAY28MXEAC@25
26 05/19/2028
2526. CALL
BHF5X6JU9; CALL
OPTION
MAY28MXEAC@31
28 05/19/2028 MORGAN
3128. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/19/2028
BHF5X6JVT ......... Annuities ............. Exh5....... Xeorrvrraranans INTL. PLC ........ F3BB653 .vovoveees foveee oeveee e 63]........ 178,101[...2526 / 3128|................ 0f...... (18,582)....cuvevennen. 0f...... (20,878) ..cvcveecn. |ovenen. (20,878)......... (2,296)......couuen (0] O [o] TR o] T 1,302 oo 0005 ..........

CALL OPTION
MAY28MXEAC@19
78 05/19/2028
1978. CALL
BHF5X6JY1; CALL
OPTION
MAY28MXEAC@56
71 05/19/2028 MORGAN
5671. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/19/2028
BHF5X6JT2 ......... Annuities ............. Exh5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres foveee oevene e 884/......3,380,858)...1978 / 5671|................ 0f..... (829,846)................ 0f..... (846,511) cccovvreas o (846,511)....... (16,665)................ [0] USRS [0] EUS 0Of........ 24,711 | o 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMO ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 697|...... 1,961,707|...1669 / 3960|................ 0f..... (811,510)....overee 0f..... (808,497).........c. |..... (808,497).......... X1 0] USSR [o] SS 0] AU 3,444 .......... 0005 ..........
CALL OPTION
MAY28MXEAC@19
78 05/19/2028
1978. CALL
BHF5X6JY1; CALL
OPTION
MAY28MXEAC@56
71 05/19/2028 MORGAN
5671. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/19/2028
BHF5X6JT2 ......... Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 884/......3,380,858)|...1978 / 5671 |................ 0f..... (829,846)................ 0f..... (846,511) .ccccvvrras |onn (846,511)....... (16,665)................ 0] USSR [o] SS of....... 24,711 | o 0005 ..........
CALL OPTION
AUG28MXEAC@27
12 08/18/2028
2712. CALL
BHF5X6K03; CALL
OPTION
AUG28MXEAC@33
26 08/18/2028 MORGAN
3326. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|08/18/2028
BHF5X6K11 ......... Annuities ............. Exh5....... Xeorrvrraranans INTL. PLC ........ F3BB653 .vovoveees foveee oeveee e 55]........ 166,045[...2712 /3326 |................ 0f...... (13,427 0f...... (15,618) .cvcvcces |ovenee. (15,618)......... (2,191)eeviinen (0] O [o] TR o] T 1,283 oo 0005 ..........

CALL OPTION
NOV28MXEAC@18
98 11/17/2028
1898. CALL
BHF5X6K29; CALL
OPTION
NOV28MXEAC@69
31 11/17/2028 MORGAN
6931. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026(11/17/2028
BHF5X6K45 ......... ANNUIties ............. Exh 5 ....... P A INTL. PLC ........ F3BBB53 cvcernes |ovveeeee oo e 674]......2,975,373|...1898 / 6931 [....cocvnnve. 0..... (692,447 )..coverencee. 0..... (706,188) ..cevuvnne fonee (706,188)....... IGERZD R 0] IS [o] A (0] I 24,152 .. 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMO ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 697|...... 1,961,707|...1669 / 3960|................ 0f..... (811,510)....overee 0f..... (808,497).........c. |..... (808,497).......... X1 0] USSR [o] SS 0] AU 3,444 .......... 0005 ..........
CALL OPTION
NOV28MXEAC@18
98 11/17/2028
1898. CALL
BHF5X6K29; CALL
OPTION
NOV28MXEAC@69
31 11/17/2028 MORGAN
6931. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|11/17/2028
BHF5X6K45 ......... Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 674/......2,975,373|...1898 / 6931 |................ 0f.... (692,447)................ 0f..... (706,188 .........c. |..... (706,188)....... (13,741 0] USSR [o] SS of....... 24,152 ... 0005 ..........
CALL OPTION
JUN29MXEAC@21
10 06/15/2029
2110. CALL
BHF5X6K52; CALL
OPTION
JUN29MXEAC@52
18 06/15/2029 MORGAN
5218. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|06/15/2029
BHF5X6K60 ......... Annuities ............. Exh5....... Xeorrvrraranans INTL. PLC ........ F3BB653 .vovoveees |oveee ooveee oo 868|......3,180,352|...2110 / 5218 |................ 0f.... (761,358)................ 0f.... (783,164) ...covvet |onnn (783,164)....... (21,806)................ (0] O [o] TR 0f....... 28,495( .......... 0005 ..........

CALL OPTION
NOV29MXEAC@18
27 11/16/2029
1827. CALL
BHF5X6K86; CALL
OPTION
NOV29MXEAC@51
94 11/16/2029 MORGAN
5194. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026(11/16/2029
BHF5X6KAT ........ ANNUIties ............. Exh 5 ....... P A INTL. PLC ........ F3BBB53 cvcernes |ovveeeee oo e 454/......1,593,767|...1827 / 5194 |................ 0/..... (502,396)....c0erenvee. 0..... (510,844 ..ocvrnne fonee (510,844)......... (I — 0] IS [o] A (0] I 15,189 v.vvvene 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMO ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 697|...... 1,961,707|...1669 / 3960|................ 0f..... (811,510)....overee 0f..... (808,497).........c. |..... (808,497).......... X1 0] USSR [o] SS 0] AU 3,444 .......... 0005 ..........
CALL OPTION
NOV29MXEAC@18
27 11/16/2029
1827. CALL
BHF5X6K86; CALL
OPTION
NOV29MXEAC@51
94 11/16/2029 MORGAN
5194. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|11/16/2029
BHF5X6KA1 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 454|...... 1,593,767|...1827 / 5194 |................ 0f..... (502,396)................ 0f..... (510,844 ........... |..... (510,844)......... (8,448)........c...... 0] USSR [o] SS of....... 15,189 ......... 0005 ..........
CALL OPTION
FEB3OMXEAC@16
49 02/15/2030
1649. CALL
BHF5X6KD5; CALL
OPTION
FEB3OMXEAC@62
48 02/15/2030 MORGAN
6248. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|02/15/2030
BHF5X6KCT ........ Annuities ............. Exh5....... Xeorrvrraranans INTL. PLC ........ F3BB653 .vovoveees |oveee ooveee oo 289]...... 1,141,117|...1649 / 6248|................ 0f..... (365,276)................ 0f..... (369,975) ....coveve |onnn (369,975)......... (4,699)......ccuuee (0] O [o] TR 0f....... 11,242] ... 0005 ..........

CALL OPTION
MAY30MXEAC@23
25 05/17/2030
2325. CALL
BHF5X6KE3; CALL
OPTION
MAY30MXEAC@47
44 05/17/2030 MORGAN
4744. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026(05/17/2030
BHF5X6KGS ........ ANNUIties ............. Exh 5 ....... P A INTL. PLC ........ F3BBB53 cvcernes |ovveeeee oo e 431]...... 1,523,370|...2325 / 4744 |................ 0/..... (323,435)..cuvreennee 0f-.ee (331,186) .ovvernne fenee (331,186)......... (A5} P 0] IS [o] A (0] I 15,482 ..coceene 0005 ..........
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
MAY30MXEAC@23
25 05/17/2030
2325. CALL
BHF5X6KE3; CALL
OPTION
MAY30MXEAC@47
44 05/17/2030
4744. CALL
BHF5X6KG8
CALL OPTION
AUG30MXEAC@23
85 08/16/2030
2385. CALL
BHF5X6KK9; CALL
OPTION
AUG30MXEAC@44
41 08/16/2030
4441. CALL
BHF5X6KJ2

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

05/17/2030

08/16/2030

...... 1,

...... 1,

...... 1,

487,296

513,422

149,506

961,707

523,370

160,420

...2096 / 2980

...2496 / 2743

...2248 [ 2820

...1669 / 3960

...2325 /4744

...2385 / 4441

(133,319

(811,510

(323,435

(238,357

(136,059

(808,497

(331,186

(136,059

.. (28,791

(808,497

(331,186

(242,971

CALL OPTION
NOV3OMXEAC@23
08 11/15/2030
2308. CALL
BHF5X6KL7; CALL
OPTION
NOV3OMXEAC@34
59 11/15/2030
3459. CALL
BHF5X6KM5

Index Linked
Annuities

Equity/Inde

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

11/15/2030

619,953

...2308 / 3459

(119,529

(122,725

(122,725
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
NOV30OMXEAC@23
08 11/15/2030
2308. CALL
BHF5X6KL7; CALL
OPTION
NOV3OMXEAC@34
59 11/15/2030
3459. CALL
BHF5X6KM5
CALL OPTION
FEB31MXEAC@24
23 02/21/2031
2423. CALL
BHF5X6KR4; CALL
OPTION
FEB31MXEAC@31
23 02/21/2031
3123. CALL
BHF5X6KQ6

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

11/15/2030

02/21/2031

...... 1,

487,296

513,422

149,506

961,707

619,953

438,134

...2096 / 2980

...2496 / 2743

...2248 [ 2820

...1669 / 3960

...2308 / 3459

...2423 /3123

(133,319

(811,510

(119,529

(136,059

(808,497

(122,725

(136,059

(28,791

(808,497

(122,725

(58,120

CALL OPTION
MAY31MXEAC@25
49 05/16/2031
2549. CALL
BHF5X6KU7; CALL
OPTION
MAY31MXEAC@30
99 05/16/2031
3099. CALL
BHF5X6KTO

Index Linked
Annuities

Equity/Inde

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

05/16/2031

440,544

...2549 / 3099

(43,749




22903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
MAY31MXEAC@25
49 05/16/2031
2549. CALL
BHF5X6KU7; CALL
OPTION
MAY31MXEAC@30
99 05/16/2031
3099. CALL
BHF5X6KTO
CALL OPTION
AUG31MXEAC@27
19 08/15/2031

2719. CALL
BHF5X6KW3; CALL
OPTION
AUG31MXEAC@33
58 08/15/2031
3358. CALL
BHF5X6KV5

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

05/16/2031

08/15/2031

...... 1

487,296

513,422

149,506

,961,707

440,544

276,504

...2096 / 2980

...2496 / 2743

...2248 [ 2820

...1669 / 3960

...2549 / 3099

...2719 /3358

(133,319

(811,510

(136,059

(808,497

(136,059

(28,791

(808,497

.. (26,369

CALL OPTION
MAY26RTYC@179
0 05/15/2026 1790.
CALL BHF5X6KYS9;
CALL OPTION
MAY26RTYC@221
7 05/15/2026 2217.
CALL BHF5X6L44

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

05/15/2026

573,001

...1790/ 2217

(112,143

(115,176

(115,176




82903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMO ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 697|...... 1,961,707|...1669 / 3960|................ 0f..... (811,510)....overee 0f..... (808,497).........c. |..... (808,497).......... X1 0] USSR [o] SS 0] AU 3,444 .......... 0005 ..........
CALL OPTION
MAY26RTYC@179
0 05/15/2026 1790.
CALL BHF5X6KY9;

CALL OPTION GOLDMAN

MAY26RTYC@221 SACHS

7 05/15/2026 2217. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|05/15/2026

CALL BHF5X6L44 | Annuities ............. Exh 5 ....... Xeorererararenn | IR BBOK528 ..o |oveee oveee e 286........ 573,001|...1790 / 2217 |....ocuree.... 0f.... (112,143)...ccovee 0f.... (115,176) ceevrvres fovn (115,176)......... (3,033 0] USSR [o] SS 0] AU 1,006 «ooonvnene 0005 ..........
CALL OPTION

MAY26RTYC@201

0 05/15/2026 2010.
CALL BHF5X6L02;

CALL OPTION GOLDMAN

MAY26RTYC@225 SACHS

6 05/15/2026 2256. |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|05/15/2026

CALL BHF5X6L77 | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..o foveee e e 579]...... 1,235,007|...2010 / 2256|................ of....... 140,253 ... 0f.... (129,277) e | (129,277)..... (269,530).....c0cvren 0] USSR [o] SS 0] AU 2,168 oo 0005 ..........
CALL OPTION

MAY26RTYC@182

7 05/15/2026 1827.
CALL BHF5X6L28;

CALL OPTION GOLDMAN

MAY26RTYC@251 SACHS

5 05/15/2026 2515. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|05/15/2026

CALL BHF5X6L10 | Annuities ............. Exh5....... Xeorrreraranans Lo BB6K528 .o |oviee v e 406]|........ 881,426)|...1827 / 2515|.....cuuee.. 0f..... (227,237)...ocovene 0f..... (237,792) ..o | (237,792)....... (10,555)......c........ (0] O [o] TR o] T 1,547 oo 0005 ..........
CALL OPTION

MAY26RTYC@131

4 05/15/2026 1314.
CALL BHF5X6L93;

CALL OPTION GOLDMAN
MAY26RTYC@216 SACHS
0 05/15/2026 2160. | Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|05/15/2026

CALL BHF5X6L51 [Annuities ............. Exh5....... D SO Lo BB6KS528 .......ccco. |oeeeeeee s 1,378]...... 2,393,586(...1314 / 2160|................ 0[...(1,120,029J................ 0[...(1,134,083)........... ...(1,134,083)....... (14,054)................ (0] ST [0 R (0] BRI 4,202] .......... 0005 ..........




62903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
MAY26RTYC@131
4 05/15/2026 1314.
CALL BHF5X6L93;
CALL OPTION
MAY26RTYC@216
0 05/15/2026 2160.
CALL BHF5X6L51
CALL OPTION
AUG26RTYC@216
008/21/2026 2160.
CALL BHF5X6LBS;
CALL OPTION
AUG26RTYC@232
3 08/21/2026 2323.
CALL BHF5X6LD4;
CALL OPTION
AUG26RTYC@245
0 08/21/2026 2450.
CALL BHF5X6LCE6;
CALL OPTION
AUG26RTYC@272
6 08/21/2026 2726.
CALL BHF5X6LA0

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

08/21/2026

......... 1

215

...... 1

...... 2

...... 1

487,296

513,422

149,506

,961,707

,393,586

,468,442

...2096 / 2980

...2496 / 2743

...2248 [ 2820

...1669 / 3960

...1314 /2160

.2160 /2323 /
2450 / 2726

(133,319

(811,510

...(1,120,029

(246,237

(136,059

(808,497

...(1,134,083

(258,303

(136,059

.. (28,791

(808,497

...(1,134,083

(258,303

CALL OPTION

NOV26RTYC@165
111/20/2026 1651.
CALL BHF5X6LHS;
CALL OPTION

NOV26RTYC@278
3 11/20/2026 2783.
CALL BHF5X6LG7

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

11/20/2026

390,192

...1651 /2783

(134,737

(138,868

(138,868




08903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
NOV26RTYC@165
111/20/2026 1651.
CALL BHF5X6LHS;
CALL OPTION
NOV26RTYC@278
3 11/20/2026 2783.
CALL BHF5X6LG7
CALL OPTION
DEC26RTYC@188
6 12/18/2026 1886.
CALL BHF5X6LL6;
CALL OPTION
DEC26RTYC@301
112/18/2026 3011.
CALL BHF5X6LK8
CALL OPTION
FEB27RTYC@1716
02/19/2027 1716.
CALL BHF5X6LN2;
CALL OPTION
FEB27RTYC@3080
02/19/2027 3080.
CALL BHF5X6LQ5

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO
INTL. PLC

4PQUHN3JPFGFN
F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA

W22LROWP2IHZN
BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

11/20/2026

12/18/2026

02/19/2027

...... 1

...... 2

487,296

513,422

149,506

,961,707|...

390,192|...

,198,753|...

177,452)...

...2096 / 2980

...2496 / 2743

...2248 [ 2820

1669 / 3960

1651/2783

1886 /3011

1716 /3080

(133,319

(811,510

(134,737

(551,480

(136,059

(808,497

(138,868

(573,041

(136,059

.. (28,791

(808,497

(138,868

(573,041

....... (21,561

CALL OPTION

MAY27RTYC@202
4 05/21/2027 2024.
CALL BHF5X6LV4;
CALL OPTION

MAY27RTYC@259
7 05/21/2027 2597.
CALL BHF5X6LP7

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA

W22LROWP2IHZN
BB6K528

03/27/2026

05/21/2027

711,634]..

.2024 | 2597

(109,704

(113,100

(113,100
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMO ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 697|...... 1,961,707|...1669 / 3960|................ 0f..... (811,510)....overee 0f..... (808,497).........c. |..... (808,497).......... X1 0] USSR [o] SS 0] AU 3,444 .......... 0005 ..........
CALL OPTION
MAY27RTYC@202
405/21/2027 2024.
CALL BHF5X6LV4;
CALL OPTION GOLDMAN
MAY27RTYC@259 SACHS

7 05/21/2027 2597. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|05/21/2027
CALL BHF5X6LP7 |Annuities ............. Exh 5 ....... Xeorererararenn | IR BBOK528 ..o |oveee oveee e 308/........ 711,634|...2024 / 2597 |................ 0f..... (109,704)................ 0f..... (113,100) ..cvovever fone (113,100)......... (3,396)....cccvernen 0] USSR [o] SS 0] AU 3,799 .o 0005 ..........
CALL OPTION
MAY27RTYC@224
0 05/21/2027 2240.
CALL BHF5X6LW2;
CALL OPTION GOLDMAN
MAY27RTYC@352 SACHS
4.05/21/2027 3524. |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|05/21/2027
CALL BHF5X6LS1 | Annuities ............. Exh5....... Xeorrreraranns Lo BB6K528 .vovcveien fooveee oo e 1,373/......3,956,986|...2240 / 3524|................ 0f.... (585417).....cccon...... 0f..... (608,821) ....cccvet | (608,821)....... (23,404)................ (0] O [o] TR 0f....... 21,122 oo 0005 ..........

CALL OPTION
AUG27RTYC@215
8 08/20/2027 2158.
CALL BHF5X6LYS;
CALL OPTION GOLDMAN
AUG27RTYC@291 SACHS

0 08/20/2027 2910. |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|08/20/2027

CALL BHF5X6LZ5 |Annuities X. L. BB6K528 .... . 10005 ..

443,450|...2158 / 2910]|..




¢8'903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
AUG27RTYC@215
8 08/20/2027 2158.
CALL BHF5X6LY8;
CALL OPTION
AUG27RTYC@291
0 08/20/2027 2910.
CALL BHF5X6LZ5
CALL OPTION
NOV27RTYC@227
111/19/2027 2271.
CALL BHF5X6M35;
CALL OPTION
NOV27RTYC@272
8 11/19/2027 2728.
CALL BHF5X6M50

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO
INTL. PLC

4PQUHN3JPFGFN
F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

08/20/2027

11/19/2027

........ 487,296

........ 513,422

149,506

...... 1,961,707|...

........ 443,450(...

........ 412,418|...

...2096 / 2980

...2496 / 2743

...2248 [ 2820

1669 / 3960

2158/2910

2271/2728

(133,319

(811,510

(136,059

(808,497

(136,059

.. (28,791

(808,497

.. (68,639

(40,452

CALL OPTION

NOV27RTYC@219
8 11/19/2027 2198.
CALL BHF5X6M43;
CALL OPTION

NOV27RTYC@346
8 11/19/2027 3468.
CALL BHF5X6M19

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

11/19/2027

......... 1,449

...... 4,105,017]..

.2198 / 3468

(688,769

(710,403

(710,403




€8'903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
NOV27RTYC@219
8 11/19/2027 2198.
CALL BHF5X6M43;
CALL OPTION
NOV27RTYC@346
8 11/19/2027 3468.
CALL BHF5X6M19
CALL OPTION
FEB28RTYC@2165
02/18/2028 2165.
CALL BHF5X6M68;
CALL OPTION
FEB28RTYC@2702
02/18/2028 2702.
CALL BHF5X6M76

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO
INTL. PLC

4PQUHN3JPFGFN
F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

11/19/2027

02/18/2028

......... 1

449

...... 1,

...... 4

487,296

513,422

149,506

961,707|...

,105,017]..

450,198|...

...2096 / 2980

...2496 / 2743

...2248 [ 2820

1669 / 3960

.2198 / 3468

2165/2702

(133,319

(811,510

(688,769

(136,059

(808,497

(710,403

(136,059

(28,791

(808,497

(710,403

(55,548

CALL OPTION

MAY28RTYC@202
9 05/19/2028 2029.
CALL BHF5X6MB7;
CALL OPTION

MAY28RTYC@256
3 05/19/2028 2563.
CALL BHF5X6MD3

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

05/19/2028

346,696]..

.2029 / 2563




¥8°903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
MAY28RTYC@202
9 05/19/2028 2029.
CALL BHF5X6MB7;
CALL OPTION
MAY28RTYC@256
3 05/19/2028 2563.
CALL BHF5X6MD3
CALL OPTION
MAY28RTYC@188
4 05/19/2028 1884.
CALL BHF5X6MCS5;
CALL OPTION
MAY28RTYC@366
9 05/19/2028 3669.
CALL BHF5X6MA9

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

MORGAN
STANLEY & CO
INTL. PLC ........

4PQUHN3JPFGFN
F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

05/19/2028

05/19/2028

...... 1,

...... 4

487,296

513,422

149,506

961,707|...

346,696..

,361,882)...

...2096 / 2980

...2496 / 2743

...2248 [ 2820

1669 / 3960

.2029 / 2563

1884 / 3669

(133,319

(811,510

...(1,149,988

(136,059

(808,497

0{...(1,176,624

(136,059

(28,791

(808,497

...(1,176,624

CALL OPTION

AUG28RTYC@232
3 08/18/2028 2323.
CALL BHF5X6MF8;
CALL OPTION

AUG28RTYC@299
9 08/18/2028 2999.
CALL BHF5X6MG6

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

08/18/2028

343,269..

.2323 /2999




G8'903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 coovvveee foveeees oveee foreeen 192]........ 487,296...2096 / 2980 |................ 0f..... (133,319).c.ceevennee 0}..... (136,059) ....cvve |ovee (136,059)......... [P 1) - (0] S (0] S (0] U 856 .veunne 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh5 ....... Xewrrrreennens INTL. PLC ........ F3BBB53 covvveee foveeee oeeeeee oreeen 196|........ 513,422|...2496 / 2743 ... [o] N (34,263).....c0cnenne (o] N (39,998) ...cvenen |orenne (39,998)......... CRAL) — (0] S (0] S (0] U [eTo ) I 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU ......... Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 .cvvviees foeveees v e 59| 149,506...2248 / 2820 |................ [o] N (26,591)vcveveneenene (o] N (28,791) evvvvenes |oreene (28,791)......... (2,200).....cevenennnne (0] S (0] S (0] U 262 oeene 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMY ........ Annuities ............. Exh5 ....... Xewrvrreennens INTL. PLC ........ F3BBB53 ccvvvees foveeee v oreein 697|...... 1,961,707|...1669 / 3960 |................ 0l..... (811,510) v 0f..... (808,497) ....c.ccve |ovee (808,497).......... 3,013 (0] S (0] S o] 3,444 | ... 0005 ..........
CALL OPTION
AUG28RTYC@232
308/18/2028 2323.
CALL BHF5X6MFS8;
CALL OPTION
AUG28RTYC@299 GOLDMAN
9 08/18/2028 2999. SACHS
CALL BHF5X6MGS |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|08/18/2028
........................... ANNUItIES .....voveeee [EXN 5 o [ Xevioioiiviaes |Lceiiieiiiiieeees. BBBK528 s [ eeeens 129000, 343,269]...2323 /2999 |......vovovees O (39,469) v O (40,433) o | (40,433) e (964) e O O 0 . 2,651 | e [0005
CALL OPTION
NOV28RTYC@180
411/17/2028 1804.
CALL BHF5X6MK7;
CALL OPTION
NOV28RTYC@421 GOLDMAN
111/17/2028 4211. SACHS
CALL BHFSX6MLS | index Linked Equity/Inde | INTERNATIONA  W22LROWP2IHZN (03/27/2026]|11/17/2028
........................... Annuities ........c.o.. [Exh5 oo [Xeovooiioie L. BBOKS28 v [oennes ........1,502/......4,517,265|...1804 / 4211|................ 0]...(1,279,180)................ 0]...(1,301,752) ........... |...(1,301,752)....... (22,572).....ce0occe.. Ofcereviiceeece. Oooiieviinenn. 0. 36,668 ... [0005 ...

CALL OPTION
JUN29RTYC@1838
06/15/2029 1838.
CALL BHF5X6MPS;
CALL OPTION
JUN29RTYC@3400 GOLDMAN
06/15/2029 3400. SACHS
CALL BHF5X6MMS3 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|06/15/2029
........................... Annuities ............. [Exh5 oo [Xewvvovviiees [Lovciiiiiiiiiiiin. BB6K528 L [, ......... 1,885/......4,936,815|...1838 / 3400]|................ 0]...(1,357,840})................ 0]...(1,391,178)........... [...(1,391,178)....... (33,338)......cccccceec. Oferrurrrrrce. Ofeereiiinnnnn 0.l 44,232 ...l | 0005 ...,
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 coovvveee foveeees oveee foreeen 192]........ 487,296...2096 / 2980 |................ 0f..... (133,319).c.ceevennee 0}..... (136,059) ....cvve |ovee (136,059)......... [P 1) - (0] S (0] S (0] U 856 .veunne 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh5 ....... Xewrrrreennens INTL. PLC ........ F3BBB53 covvveee foveeee oeeeeee oreeen 196|........ 513,422|...2496 / 2743 ... [o] N (34,263).....c0cnenne (o] N (39,998) ...cvenen |orenne (39,998)......... CRAL) — (0] S (0] S (0] U [eTo ) I 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU ......... Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 .cvvviees foeveees v e 59| 149,506...2248 / 2820 |................ [o] N (26,591)vcveveneenene (o] N (28,791) evvvvenes |oreene (28,791)......... (2,200).....cevenennnne (0] S (0] S (0] U 262 oeene 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMY ........ Annuities ............. Exh5 ....... Xewrvrreennens INTL. PLC ........ F3BBB53 ccvvvees foveeee v oreein 697|...... 1,961,707|...1669 / 3960 |................ 0l..... (811,510) v 0f..... (808,497) ....c.ccve |ovee (808,497).......... 3,013 (0] S (0] S o] 3,444 | ... 0005 ..........
CALL OPTION
JUN29RTYC@1838
06/15/2029 1838.
CALL BHF5X6MPS;
CALL OPTION
JUN29RTYC@3400 GOLDMAN
06/15/2029 3400. SACHS
CALL BHF5X6MM3 | Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|06/15/2029
........................... ANNUItIES .....voveeee [EXN 5 o [ Xevioioiiviaes |Lceiiieiiiiieeees. BBBK528 s [ .........1,885|......4,936,815|...1838 / 3400|................ 0]...(1,357,840).......0c0.... 0]...(1,391,178) ..o |-..(1,391,178)....... (33,338)...coeveveee O O O 44,232 il [0005
CALL OPTION
NOV29RTYC@175
111/16/2029 1751.
CALL BHF5X6MQ4;
CALL OPTION
NOV29RTYC@343 GOLDMAN
8 11/16/2029 3438. SACHS
CALL BHFSX6MSO |Index Linked Equity/Inde | INTERNATIONA  W22LROWP2IHZN (03/27/2026]|11/16/2029
........................... Annuities ........c.o.. [Exh5 oo [Xeovooiioie L. BBOKS28 v [oennes .........1,195/......3,100,428|...1751 / 3438|................ 0|..... (936,984)................ O]..... (961,571 ....ceve. |.on. (961,571)....... (24,587)...ccceveeeee Ofoieiieeien 0. 0]l 29,547 ...l [0005

CALL OPTION
FEB30RTYC@1866
02/15/2030 1866.
CALL BHF5X6MUS5;
CALL OPTION
FEB30RTYC@3658 GOLDMAN
02/15/2030 3658. SACHS
CALL BHF5X6MT8 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|02/15/2030
........................... Annuities ............. [Exh5 oo [Xewvvovviiees [Lovciiiiiiiiiiiin. BB6K528 L [, eoeeeenn. 814......2,248,268]...1866 / 3658|................ 0]..... (613,890)................ O]..... (630,366)............ |..... (630,366)....... (16,476)........cc...ec. Ofcerrrrrrrccen. Oferriiinnnnn. 0 22,149 ...l | 0005 ...




28903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 coovvveee foveeees oveee foreeen 192]........ 487,296...2096 / 2980 |................ of..... (133,319).cvcvevrinnne of..... (136,059) ..cvevens fonnen (136,059)......... [P 1) - (0] S (0] S (0] U 856 .veunne 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh5 ....... Xewrrrreennens INTL. PLC ........ F3BBB53 covvveee foveeee oeeeeee oreeen 196|........ 513,422|...2496 / 2743 ... [o] N (34,263).....c0cnenne (o] N (39,998) ...cvenen |orenne (39,998)......... CRAL) — (0] S (0] S (0] U [eTo ) I 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU ......... Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 .cvvviees foeveees v e 59| 149,506...2248 / 2820 |................ [o] N (26,591)vcveveneenene (o] N (28,791) evvvvenes |oreene (28,791)......... (2,200).....cevenennnne (0] S (0] S (0] U 262 oeene 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMY ........ Annuities ............. Exh5 ....... Xewrvrreennens INTL. PLC ........ F3BBB53 ccvvvees foveeee v oreein 697|...... 1,961,707|...1669 / 3960 |................ of..... (811,510).cucvevreenene of..... (808,497 ..c.vevens fonne (808,497).......... 3,013 (0] S (0] S o] 3,444 | ... 0005 ..........
CALL OPTION
FEB30RTYC@1866
02/15/2030 18686.
CALL BHF5X6MUS5;
CALL OPTION
FEB30RTYC@3658 GOLDMAN
02/15/2030 3658. SACHS
CALL BHF5X6MT8 |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|02/15/2030
........................... ANNUItIES .....voveeee [EXN 5 o [ Xevioioiiviaes |Lceiiieiiiiieeees. BBBK528 s [ . ioeenen. 814/......2,248,268|...1866 / 3658................ O]..... (613,890)................ Ol..... (630,366)......ee .. (630,366)....... (16,476).....cceeveveee Oeereieerires Ofcreiciinnn 0o 22,149 el [0005 .
CALL OPTION
MAY30RTYC@203
105/17/2030 2031.
CALL
BHF5X6MW 1;
CALL OPTION
MAY30RTYC@349 GOLDMAN
9 05/17/2030 3499. SACHS
CALL BHF5X6MY7 |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|05/17/2030
........................... Annuities .......c.c.e. [EXN5 coooie [Xeoooiiiiiaes [Lcoiiiiiiiiiiiee. BBOK528 vovviviicicn |oeeees .........1,070|......2,958,550|...2031 / 3499|................ O|..... (658,414)................ O|..... (678,176) .......ecc. |..... (678,176)....... (19,762).....0c0coecee Ouceeieiviie Ofececcinn 0. 30,068 ..o [0005 e

CALL OPTION
AUG30RTYC@216
108/16/2030 2161.
CALL BHF5X6N00;
CALL OPTION

AUG30RTYC@343 GOLDMAN
3 08/16/2030 3433. SACHS

CALL BHF5X6MZ4 |index Linked Equity/Inde | INTERNATIONA  W22LROWP2IHZN (03/27/2026)|08/16/2030
........................... ANNUItIES .....ocveeee |EXNS oot [ Xecicicieees [L e BBBKE28 o [ eeeieens 699)......1,955,103/...2161/ 3433 ................ O|..... (365,485)................ O]..... (376,902) .....c..c. |one (376,902).....c. (11,417 e O O 0] 20,461 ool 0005
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
AUG30RTYC@216
1.08/16/2030 2161.
CALL BHF5X6N00;
CALL OPTION
AUG30RTYC@343
3 08/16/2030 3433.
CALL BHF5X6MZ4
CALL OPTION
NOV30RTYC@229
111/15/2030 2291.
CALL BHF5X6N34;
CALL OPTION
NOV30RTYC@336
4 11/15/2030 3364.
CALL BHF5X6N18

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO
INTL. PLC

4PQUHN3JPFGFN
F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

08/16/2030

11/15/2030

...... 1,

...... 1,

...... 1,

487,296

513,422

149,506

961,707|...

955,103|..

461,818|...

...2096 / 2980

...2496 / 2743

...2248 [ 2820

1669 / 3960

.2161/3433

2291/ 3364

(133,319

(811,510

(365,485

(223,981

(136,059

(808,497

(376,902

(136,059

.. (28,791

(808,497

(376,902

(231,024

20,461

CALL OPTION
FEB31RTYC@2160
02/21/2031 2160.
CALL BHF5X6N67;
CALL OPTION
FEB31RTYC@2940
02/21/2031 2940.
CALL BHF5X6N59

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

02/21/2031

823,650]..

.2160 /2940

(117,790

(121,880

(121,880
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
FEB31RTYC@2160
02/21/2031 2160.
CALL BHF5X6N67;
CALL OPTION
FEB31RTYC@2940
02/21/2031 2940.
CALL BHF5X6N59
CALL OPTION
MAY31RTYC@206
105/16/2031 2061.
CALL BHF5X6N83;
CALL OPTION
MAY31RTYC@273
4 05/16/2031 2734.
CALL BHF5X6N91

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO
INTL. PLC

4PQUHN3JPFGFN
F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA

W22LROWP2IHZN
BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

02/21/2031

05/16/2031

...... 1,

487,296

513,422

149,506

961,707|...

823,650]...

855,908..

...2096 / 2980

...2496 / 2743

...2248 [ 2820

1669 / 3960

2160 /2940

.2061 /2734

(133,319

(811,510

(117,790

(119,960

(136,059

(808,497

(121,880

(124,143

(136,059

(28,791

(808,497

(121,880

(124,143

CALL OPTION

AUG31RTYC@233
2 08/15/2031 2332.
CALL BHF5X6NB6;
CALL OPTION

AUG31RTYC@318
3 08/15/2031 3183.
CALL BHF5X6ND2

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

08/15/2031

750,040]..

.2332/3183

(100,237

(100,237
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 coovvveee foveeees oveee foreeen 192]........ 487,296...2096 / 2980 |................ 0f..... (133,319).c.ceevennee 0}..... (136,059) ....cvve |ovee (136,059)......... [P 1) - (0] S (0] S (0] U 856 .veunne 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh5 ....... Xewrrrreennens INTL. PLC ........ F3BBB53 covvveee foveeee oeeeeee oreeen 196|........ 513,422|...2496 / 2743 ... [o] N (34,263).....c0cnenne (o] N (39,998) ...cvenen |orenne (39,998)......... CRAL) — (0] S (0] S (0] U [eTo ) I 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU ......... Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 .cvvviees foeveees v e 59| 149,506...2248 / 2820 |................ [o] N (26,591)vcveveneenene (o] N (28,791) evvvvenes |oreene (28,791)......... (2,200).....cevenennnne (0] S (0] S (0] U 262 oeene 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMY ........ Annuities ............. Exh5 ....... Xewrvrreennens INTL. PLC ........ F3BBB53 ccvvvees foveeee v oreein 697|...... 1,961,707|...1669 / 3960 |................ 0l..... (811,510) v 0f..... (808,497) ....c.ccve |ovee (808,497).......... 3,013 (0] S (0] S o] 3,444 | ... 0005 ..........
CALL OPTION
AUG31RTYC@233
2 08/15/2031 2332.
CALL BHF5X6NBS;
CALL OPTION
AUG31RTYC@318 GOLDMAN
308/15/2031 3183. SACHS
CALL BHF5X6ND2 |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|08/15/2031
........................... ANNUItIES .....voveeee [EXN 5 o [ Xevioioiiviaes |Lceiiieiiiiieeees. BBBK528 s [ ieeens 272]....... 750,040)...2332 / 3183 ....cvoveiees O] (96,851 )i Ot (100,237) o |ovnn (100,237 (3,386). v O O 0. 8,697 | e [0005
CALL OPTION
APR26SPXC@2734
04/17/2026 2734.
CALL BHF5X6NEO;
CALL OPTION
APR26SPXC@5827 GOLDMAN
04/17/2026 5827. SACHS
CALL BHFSX6NK6 | Index Linked Equity/Inde | INTERNATIONA  W22LROWP2IHZN (03/27/2026)|04/17/2026
........................... Annuities ........c.o.. [Exh5 oo [Xeovooiioie L. BBOKS28 v [oennes .........3,746/....16,034,753|...2734 / 5827|................ 0]. (11,450,530)................ 0]. (11,524,802) ........... | (11,524,802)....... (74,272).....ccc.cce.. Ofcerevvseeeece. O 0. 17,303 .. [0005 e

CALL OPTION
APR26SPXC@5329
04/17/2026 5329.
CALL BHF5X6NH3;
CALL OPTION
APR26SPXC@5822 GOLDMAN
04/17/2026 5822. SACHS
CALL BHF5X6NPS5 | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|04/17/2026
........................... Annuities ............. [Exh5 oo [Xewvvovviiees [Lovciiiiiiiiiiiin. BB6K528 L [, ioeeenn. 4361......2,430,918]...5329 / 5822................ 0]..... (206,600})................ O]..... (211,855)........... |..... (211,855).........(5,255).......ccoccee. Ofcerrrvriic. Ofeeiiiiiiinnnn 0.l 2,623 ...l | 0005 e
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
APR26SPXC@5329
04/17/2026 5329.
CALL BHF5X6NH3;
CALL OPTION
APR26SPXC@5822
04/17/2026 5822.
CALL BHF5X6NP5
CALL OPTION
APR26SPXC@5021
04/17/2026 5021.
CALL BHF5X6NNO;
CALL OPTION
APR26SPXC@5646
04/17/2026 5646.
CALL BHF5X6NG5

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO
INTL. PLC

4PQUHN3JPFGFN
F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

04/17/2026

04/17/2026

........ 487,296

........ 513,422

149,506

...... 1,961,707|...

...... 2,430,918|...

...... 1,712,054...

...2096 / 2980

...2496 / 2743

...2248 [ 2820

1669 / 3960

5329 / 5822

5021/ 5646

(133,319

(811,510

(206,600

(183,066

(136,059

(808,497

(211,855

(198,671

(136,059

.. (28,791

(808,497

(211,855

(198,671

CALL OPTION
APR26SPXC@4061
04/17/2026 4061.
CALL BHF5X6NR1;
CALL OPTION
APR26SPXC@6105
04/17/2026 6105.
CALL BHF5X6NJ9

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

04/17/2026

...... 1,468,987|..

.4061 /6105

(571,781

(582,353

(582,353
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
APR26SPXC@4061
04/17/2026 4061.
CALL BHF5X6NR1;
CALL OPTION
APR26SPXC@6105
04/17/2026 6105.
CALL BHF5X6NJ9
CALL OPTION
MAY26SPXC@578
4 05/15/2026 5784.
CALL BHF5X6NWO;
CALL OPTION
MAY26SPXC@640
6 05/15/2026 6406.
CALL BHF5X6NV2

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO
INTL. PLC

4PQUHN3JPFGFN
F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

04/17/2026

05/15/2026

........ 487,296

........ 513,422

149,506

...... 1,961,707|...

...... 1,468,987|...

...... 2,127,155|...

...2096 / 2980

...2496 / 2743

...2248 [ 2820

1669 / 3960

4061/6105

5784 / 6406

(133,319

(811,510

(571,781

(166,413

(136,059

(808,497

(582,353

(181,123)...

(136,059

(28,791

(808,497

(582,353

(181,123

CALL OPTION

MAY26SPXC@557
5 05/15/2026 5575.
CALL BHF5X6NX8;
CALL OPTION

MAY26SPXC@604
6 05/15/2026 6046.
CALL BHF5X6NS9

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

05/15/2026

...... 3,614,131|...

5575/ 6046

(252,862

(267,662

(267,662




€6°903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 coovvveee foveeees oveee foreeen 192]........ 487,296...2096 / 2980 |................ of..... (133,319).cvcvevrinnne of..... (136,059) ..cvevens fonnen (136,059)......... [P 1) - (0] S (0] S (0] U 856 .veunne 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh5 ....... Xewrrrreennens INTL. PLC ........ F3BBB53 covvveee foveeee oeeeeee oreeen 196|........ 513,422|...2496 / 2743 ... [o] N (34,263).....c0cnenne (o] N (39,998) ...cvenen |orenne (39,998)......... CRAL) — (0] S (0] S (0] U [eTo ) I 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU ......... Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 .cvvviees foeveees v e 59| 149,506...2248 / 2820 |................ [o] N (26,591)vcveveneenene (o] N (28,791) evvvvenes |oreene (28,791)......... (2,200).....cevenennnne (0] S (0] S (0] U 262 oeene 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMY ........ Annuities ............. Exh5 ....... Xewrvrreennens INTL. PLC ........ F3BBB53 ccvvvees foveeee v oreein 697|...... 1,961,707|...1669 / 3960 |................ of..... (811,510).cucvevreenene of..... (808,497 ..c.vevens fonne (808,497).......... 3,013 (0] S (0] S o] 3,444 | ... 0005 ..........
CALL OPTION
MAY26SPXC@557
5 05/15/2026 5575.
CALL BHF5X6NX8;
CALL OPTION
MAY26SPXC@604 GOLDMAN
6 05/15/2026 6046. SACHS
CALL BHF5X6NS9 |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|05/15/2026
........................... ANNUItIES .....voveeee [EXN 5 o [ Xevioioiiviaes |Lceiiieiiiiieeees. BBBK528 s [ ieenen. 622]......3,614,131...5575 / 6046 |................ O]..... (252,862)........0en... Ol..... (267,662) .. |- (267,662)....... (14,800).....cevvevee Oeeeieieiriies O 0. 6,345 | ol [0005
CALL OPTION
JUN26SPXC@5867
06/22/2026 5867.
CALL BHF5X6P08;
CALL OPTION GOLDMAN

JUN26SPXC@6173 SACHS

06/22/2026 6173. | Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|06/22/2026
CALL BHF5X6NZ3 | Annuities ............. Exh 5 ....... Xevrroressanans Lo BB6K528 ............. R b

......... 1,008)......6,068,160|...5867 / 6173|................ 0]..... (238,112)................ 0]..... (253,200} ... ..... (253,200

CALL OPTION
JUN26SPXC@6018
06/22/2026 6018.
CALL BHF5X6P16;
CALL OPTION GOLDMAN
JUN26SPXC@6661 SACHS
06/22/2026 6661. |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|06/22/2026
CALL BHF5X6P24 |Annuities ............. Exh 5 ....... ) COPPPRN Lo BB6K528 .......cooo foweeeee s 369|...... 2,339,276]...6018 / 6661|................ 0l..... (155,615).....ccuviennen 0l..... (169,401) eeenveen fonnnn (169,401)....... (13,786).....ccvvrennnen (0] (0] E (0] IS 5,578 .ueveennn. 0005 ..........




¥6°903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMO ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 697|...... 1,961,707|...1669 / 3960|................ 0f..... (811,510)....overee 0f..... (808,497).........c. |..... (808,497).......... X1 0] USSR [o] SS 0] AU 3,444 .......... 0005 ..........
CALL OPTION
JUN26SPXC@6018
06/22/2026 6018.
CALL BHF5X6P16;

CALL OPTION GOLDMAN

JUN26SPXC@6661 SACHS

06/22/2026 6661. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|06/22/2026

CALL BHF5X6P24 | Annuities ............. Exh 5 ....... Xeorererararenn | IR BBOK528 ..o |oveee oveee e 369|......2,339,276)|...6018 / 6661 |................ 0f..... (155,615).....c.cuvec.. 0f..... (169,401) ..ccevveves |one (169,401)....... (13,786)....c.nce.. 0] USSR [o] SS 0] AU 5,578 woveeee. 0005 ..........
CALL OPTION

JUL26SPXC@6302

07/17/2026 6302.
CALL BHF5X6P32;

CALL OPTION GOLDMAN

JUL26SPXC@7176 SACHS

07/17/2026 7176. | Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN |03/27/2026|07/17/2026

CALL BHF5X6P99 | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..o foveee e e 385/......2,594,515|...6302 / 7176|................ 0f..... (153,151} cvcverereeee 0f..... (168,803).........c. |..... (168,803)....... IGEXT7) - 0] USSR [o] SS 0] AU 7,057 oo 0005 ..........
CALL OPTION

JUL26SPXC@4426

07/17/2026 4426.

CALL BHF5X6P65;

CALL OPTION GOLDMAN

JUL26SPXC@6413 SACHS

07/17/2026 6413.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|07/17/2026

CALL BHF5X6PF5 | Annuities ............. Exh5....... Xeorrreraranans Lo BB6K528 .o |oviee v e 363]...... 1,967,279)|...4426 / 6413 |................ 0f.... (616,845)................ 0f..... (637,879) ....cccve | (637,879)....... (21,034)..ccvennnn. (0] O [o] TR o] T 5,351] ooeanen. 0005 ..........
CALL OPTION

JUL26SPXC@3224

07/17/2026 3224.
CALL BHF5X6PAG;

CALL OPTION GOLDMAN
JUL26SPXC@7893 SACHS
07/17/2026 7893.  |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|07/17/2026

CALL BHF5X6P73 |[Annuities ............. Exh5....... D SO Lo BB6KS528 .......ccco. |oeeeeeee s 3,288|....18,276,348|...3224 / 7893|................ 0[.(10,599,028................ 0[.(10,956,176)............ .(10,956,176})..... (357,148)................ (0] ST [0 R Ofuecees 49,708] .......... 0005 ..........




G6°903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
JUL26SPXC@3224
07/17/2026 3224.
CALL BHF5X6PAG;
CALL OPTION
JUL26SPXC@7893
07/17/2026 7893.
CALL BHF5X6P73
CALL OPTION
JUL26SPXC@6211
07/17/2026 6211.
CALL BHF5X6PB4;
CALL OPTION
JUL26SPXC@6393
07/17/2026 6393.
CALL BHF5X6PES8

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

MORGAN
STANLEY & CO
INTL. PLC ........

4PQUHN3JPFGFN
F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA

W22LROWP2IHZN
BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

07/17/2026

07/17/2026

......... 1

.708

........ 487,296

........ 513,422

149,506

...... 1,961,707|...

....18,276,348|...

....10,763,816]|...

...2096 / 2980

...2496 / 2743

...2248 [ 2820

1669 / 3960

3224 /7893

6211/6393

(133,319

(811,510

.(10,599,028

(210,387

(136,059

(808,497

.(10,956,176

(225,797

(136,059

(28,791

(808,497

. (10,956,176

(225,797

..... 3

57,148

CALL OPTION

AUG26SPXC@640
3 08/21/2026 6403.
CALL BHF5X6PG3;
CALL OPTION

AUG26SPXC@730
8 08/21/2026 7308.
CALL BHF5X6PMO

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

08/21/2026

...... 2,351,437|...

6403 / 7308

(130,732

(142,666

(142,666




96°903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 coovvveee foveeees oveee foreeen 192]........ 487,296...2096 / 2980 |................ of..... (133,319).cvcvevrinnne of..... (136,059) ..cvevens fonnen (136,059)......... [P 1) - (0] S (0] S (0] U 856 .veunne 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh5 ....... Xewrrrreennens INTL. PLC ........ F3BBB53 covvveee foveeee oeeeeee oreeen 196|........ 513,422|...2496 / 2743 ... [o] N (34,263).....c0cnenne (o] N (39,998) ...cvenen |orenne (39,998)......... CRAL) — (0] S (0] S (0] U [eTo ) I 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU ......... Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 .cvvviees foeveees v e 59| 149,506...2248 / 2820 |................ [o] N (26,591)vcveveneenene (o] N (28,791) evvvvenes |oreene (28,791)......... (2,200).....cevenennnne (0] S (0] S (0] U 262 oeene 0005 ..........
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026 MORGAN
3960. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HMY ........ Annuities ............. Exh5 ....... Xewrvrreennens INTL. PLC ........ F3BBB53 ccvvvees foveeee v oreein 697|...... 1,961,707|...1669 / 3960 |................ of..... (811,510).cucvevreenene of..... (808,497 ..c.vevens fonne (808,497).......... 3,013 (0] S (0] S o] 3,444 | ... 0005 ..........
CALL OPTION
AUG26SPXC@640
308/21/2026 6403.
CALL BHF5X6PG3;
CALL OPTION
AUG26SPXC@730 GOLDMAN
8 08/21/2026 7308. SACHS
CALL BHF5X6PMO |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|08/21/2026
........................... Annuities .......c.cce. [EXN5 coooie [Xeoooiiiiaes [Lcviiiiiiiiiiiee. BBOK528 tovviicicn: |oeeeees oo, 343)......2,351,437]...6403 / 7308 ..o O] (130,732).cvcvcveie Oeee. (142,666) e e, (142,666)....... (11,934). v O e O 0. 7,359 ool [0005 e

CALL OPTION
AUG26SPXC@624
9 08/21/2026 6249.
CALL BHF5X6PH1;
CALL OPTION GOLDMAN
AUG26SPXC@651 SACHS

6 08/21/2026 6516. |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|08/21/2026
CALL BHF5X6PK4 |Annuities ............. Exh 5 ....... ) COPPPRN Lo BB6K528 .......cooo. foeeeeee s 1,229]...... 7,844,093|...6249 / 6516]|................ 0l..... (212,284 ).....cc0vvenen 0l..... (225,463)...c.eeeenn oenn (225,463)....... (13,179 (0] (0] E 0f........ 24,549 .......... 0005 ..........




16°903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9
CALL OPTION
AUG26SPXC@624
9 08/21/2026 6249.
CALL BHF5X6PH1;
CALL OPTION
AUG26SPXC@651
6 08/21/2026 6516.
CALL BHF5X6PK4

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

08/21/2026

........ 487,296

513,422

149,506

...... 1,961,707

...... 7,844,093

...2096 / 2980

...2496 / 2743

...2248 [ 2820

...1669 / 3960

...6249 /6516

(133,319

(811,510

(212,284

(136,059

(808,497

(136,059

.. (28,791

(808,497

(225,463

CALL OPTION
SEP26SPXC@6440
09/18/2026 6440.
CALL BHF5X6PS7;
CALL OPTION
SEP26SPXC@6597
09/18/2026 6597.
CALL BHF5X6PQT1;
CALL OPTION
SEP26SPXC@6730
09/18/2026 6730.
CALL BHF5X6PP3;
CALL OPTION
SEP26SPXC@7399
09/18/2026 7399.
CALL BHF5X6PR9

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

09/18/2026

1,262

...... 4,242,485

.6440 /6597 /

6730 / 7399

(266,501

(289,608

(289,608




86°903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
MAY26MXEAC@16
69 05/15/2026
1669. CALL
BHF5X6HQO; CALL
OPTION
MAY26MXEAC@39
60 05/15/2026
3960. CALL
BHF5X6HM9

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

05/15/2026

........ 487,296

........ 513,422

149,506

...... 1,961,707

...2096 / 2980

...2496 / 2743

...2248 [ 2820

...1669 / 3960

(133,319

(811,510

(136,059

(808,497

(136,059

.. (28,791

(808,497

CALL OPTION
SEP26SPXC@6440
09/18/2026 6440.
CALL BHF5X6PS7;
CALL OPTION
SEP26SPXC@6597
09/18/2026 6597.
CALL BHF5X6PQ1;
CALL OPTION
SEP26SPXC@6730
09/18/2026 6730.
CALL BHF5X6PP3;
CALL OPTION
SEP26SPXC@7399
09/18/2026 7399.
CALL BHF5X6PR9

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

09/18/2026

......... 1,262

...... 4,242,485

.6440 /6597 /

6730 / 7399

(266,501

(289,608

(289,608




66°903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
OCT26SPXC@345
8 10/16/2026 3458.
CALL BHF5X6PZ1;
CALL OPTION
OCT26SPXC@851
3 10/16/2026 8513.
CALL BHF5X6Q23

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

10/16/2026

......... 3,186

...... 3

....19

487,296

513,422

149,506

,222,814

,069,803

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...3458 / 8513

(133,319

(136,059

0][...(9,637,212

0[...(9,984,153

(136,059

(28,791

(63,088

...(9,984,153

3

46,941

. |0005

CALL OPTION

NOV26SPXC@345
111/20/2026 3451.
CALL BHF5X6Q31;
CALL OPTION

NOV26SPXC@849
9 11/20/2026 8499.
CALL BHF5X6Q56

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

11/20/2026

956,000

...3451 /8499

(486,510

(504,010

(504,010




001903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
NOV26SPXC@345
111/20/2026 3451.
CALL BHF5X6Q31;
CALL OPTION
NOV26SPXC@849
9 11/20/2026 8499.
CALL BHF5X6Q56

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

11/20/2026

487,296

513,422

149,506

...... 3,222,814

956,000

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...3451/8499

(133,319

(136,059

(486,510

(504,010

(136,059

(28,791

(63,088

(504,010

. |0005

CALL OPTION
JAN27SPXC@3786
01/15/2027 3786.
CALL BHF5X6Q64;
CALL OPTION
JAN27SPXC@9289
01/15/2027 9289.

CALL BHF5X6Q72

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

01/15/2027

....22,913,938

...3786 / 9289

0[...(9,636,615

0[. (10,006,094

. (10,006,094

(369,479

102,123




101'903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
JAN27SPXC@3786
01/15/2027 3786.
CALL BHF5X6Q64;
CALL OPTION
JAN27SPXC@9289
01/15/2027 9289.
CALL BHF5X6Q72

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

01/15/2027

......... 3,505

...... 3

....22

487,296

513,422

149,506

,222,814

.913,938

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...3786 / 9289

(133,319

(136,059

0]...(9,636,615

0. (10,006,094

(136,059

.. (28,791

(63,088

. (10,006,094

(369,479

....... 102,123

. |0005

CALL OPTION
FEB27SPXC@3937
02/19/2027 3937.
CALL BHF5X6Q98;
CALL OPTION
FEB27SPXC@9084
02/19/2027 9084.
CALL BHF5X6QB3

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

02/19/2027

807,302

...3937 /9084

(325,105

(338,076

(338,076

(12,971




c01'903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
FEB27SPXC@3937
02/19/2027 3937.
CALL BHF5X6Q98;
CALL OPTION
FEB27SPXC@9084
02/19/2027 9084.
CALL BHF5X6QB3

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

02/19/2027

...... 3,

487,296

513,422

149,506

222,814

807,302

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...3937 /9084

(133,319

(136,059

(325,105

(338,076

(136,059

(28,791

(63,088

(338,076

. |0005

CALL OPTION
APR27SPXC@5093
04/16/2027 5093.
CALL BHF5X6QCH1;
CALL OPTION
APR27SPXC@6968
04/16/2027 6968.
CALL BHF5X6QD9

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

04/16/2027

928,697

...5093 / 6968

(195,785

(203,097

(203,097




€01'903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
APR27SPXC@5093
04/16/2027 5093.
CALL BHF5X6QCT1;
CALL OPTION
APR27SPXC@6968
04/16/2027 6968.
CALL BHF5X6QD9

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

04/16/2027

487,296

513,422

149,506

...... 3,222,814

928,697

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...5093 / 6968

(133,319

(136,059

(195,785

(136,059

(28,791

(63,088

(203,097

. |0005

CALL OPTION
APR27SPXC@4071
04/16/2027 4071.
CALL BHF5X6QF4;
CALL OPTION
APR27SPXC@8726
04/16/2027 8726.
CALL BHF5X6QE7

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

04/16/2027

4,176

....26,720,136

...4071 /8726

0[.(10,503,825

0[.(10,935,294

. (10,935,294

(431,469

136,498




01903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
APR27SPXC@4071
04/16/2027 4071.
CALL BHF5X6QF4;
CALL OPTION
APR27SPXC@8726
04/16/2027 8726.
CALL BHF5X6QE7

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

04/16/2027

...... 3

....26

487,296

513,422

149,506

,222,814

,720,136

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...4071/8726

(133,319

0. (10,503,825

0].(10,935,294

(136,059

(136,059

(28,791

(63,088

(10,935,294

....... 136,498

. |0005

CALL OPTION
MAY27SPXC@523
0 05/21/2027 5230.
CALL BHF5X6QHO;
CALL OPTION
MAY27SPXC@728
3 05/21/2027 7283.
CALL BHF5X6QL1

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

05/21/2027

800,832

...5230/7283

(165,542

(172,303

(172,303




G0L'903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
MAY27SPXC@523
0 05/21/2027 5230.
CALL BHF5X6QH0;
CALL OPTION
MAY27SPXC@728
3 05/21/2027 7283.
CALL BHF5X6QL1

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

05/21/2027

...... 3

487,296

513,422

149,506

,222,814

800,832

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...5230 /7283

(133,319

(136,059

(165,542

(172,303

(136,059

(28,791

(63,088

(172,303

. |0005

CALL OPTION
JUN27SPXC@5413
06/17/2027 5413.
CALL BHF5X6QM9;
CALL OPTION
JUN27SPXC@7408
06/17/2027 7408.
CALL BHF5X6QP2

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

06/17/2027

807,723

...5413 /7408

(150,727

(157,211

(157,211




901903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
JUN27SPXC@5413
06/17/2027 5413.
CALL BHF5X6QM9;
CALL OPTION
JUN27SPXC@7408
06/17/2027 7408.
CALL BHF5X6QP2

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

06/17/2027

487,296

513,422

149,506

...... 3,222,814

807,723

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...5413 /7408

(133,319

(136,059

(150,727

(157,211

(136,059

(28,791

(63,088

(157,211

. |0005

CALL OPTION
JUL27SPXC@4338
07/16/2027 4338.
CALL BHF5X6QQ0;
CALL OPTION
JUL27SPXC@8699
07/16/2027 8699.
CALL BHF5X6QU1

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

07/16/2027

3,799

....24,763,782

...4338 / 8699

0[...(8,768,010

0]...(9,135,991

...(9,135,991

(367,981

140,803




201903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
JUL27SPXC@4338
07/16/2027 4338.
CALL BHF5X6QQ0;
CALL OPTION
JUL27SPXC@8699
07/16/2027 8699.
CALL BHF5X6QU1

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

07/16/2027

487,296

513,422

149,506

...... 3,222,814

....24,763,782

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...4338 / 8699

(133,319

(136,059

0]...(8,768,010

0]...(9,135,991

(136,059

(28,791

(63,088

...(9,135,991

(367,981

....... 140,803

. |0005

CALL OPTION
JUL27SPXC@5529
07/16/2027 5529.
CALL BHF5X6QV9Y;
CALL OPTION
JUL27SPXC@8156
07/16/2027 8156.
CALL BHF5X6QT4

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

07/16/2027

848,470

...5529 /8156

(160,744

(168,692

(168,692




801903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
JUL27SPXC@5529
07/16/2027 5529.
CALL BHF5X6QVS9;
CALL OPTION
JUL27SPXC@8156
07/16/2027 8156.
CALL BHF5X6QT4

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

07/16/2027

487,296

513,422

149,506

...... 3,222,814

848,470

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...5529 /8156

(133,319

(136,059

(160,744

(

68,692

(136,059

(28,791

(63,088

(168,692

. |0005

CALL OPTION

AUG27SPXC@545
2 08/20/2027 5452.
CALL BHF5X6QXS;
CALL OPTION

AUG27SPXC@678
8 08/20/2027 6788.
CALL BHF5X6QW7

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

08/20/2027

612,000

...5452 /6788




601903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
AUG27SPXC@545
2 08/20/2027 5452.
CALL BHF5X6QXS;
CALL OPTION
AUG27SPXC@678
8 08/20/2027 6788.
CALL BHF5X6QW7

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

08/20/2027

...... 3

487,296

513,422

149,506

,222,814

612,000

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...5452 / 6788

(133,319

(136,059

(136,059

(28,791

(63,088

..(90,453

. |0005

CALL OPTION
SEP27SPXC@5606
09/17/2027 5606.
CALL BHF5X6QZ0;
CALL OPTION
SEP27SPXC@7329
09/17/2027 7329.
CALL BHF5X6R14

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

09/17/2027

704,958

...5606 / 7329

(110,912

(115,458

(115,458




oLL903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
SEP27SPXC@5606
09/17/2027 5606.
CALL BHF5X6QZ0;
CALL OPTION
SEP27SPXC@7329
09/17/2027 7329.
CALL BHF5X6R14

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

09/17/2027

...... 3,

487,296

513,422

149,506

222,814

704,958

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...5606 /7329

(133,319

(1

36,059

(110,912

“

15,458

(136,059

(28,791

(63,088

(115,458

. |0005

CALL OPTION

OCT27SPXC@580
0 10/15/2027 5800.
CALL BHF5X6R48;
CALL OPTION

OCT27SPXC@650
2 10/15/2027 6502.
CALL BHF5X6R22

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

10/15/2027

664,308

...5800 /6502

(50,704




L11°903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
OCT27SPXC@580
0 10/15/2027 5800.
CALL BHF5X6R48;
CALL OPTION
OCT27SPXC@650
2 10/15/2027 6502.
CALL BHF5X6R22

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

10/15/2027

........ 487,296

........ 513,422

149,506

...... 3,222,814

........ 664,308

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...5800 /6502

(133,319

(136,059

(136,059

....... (28,791

(63,088

. |0005

CALL OPTION

OCT27SPXC@450
7 10/15/2027 4507.
CALL BHF5X6R71;
CALL OPTION

OCT27SPXC@967
5 10/15/2027 9675.
CALL BHF5X6R55

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

10/15/2027

....23,371,936

...4507 / 9675

...(7,328,590

0/[...(7,650,492

...(7,650,492

(321,902

145,135




cl1903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PV0;

PUT OPTION
OCT26SPXP@6037|

10/16/2026 6037.

PUT BHF5X6PWS;

PUT OPTION GOLDMAN

OCT26SPXP@6056) SACHS .6567 / 6708 /

10/16/2026 6056. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/16/2026 6883 / 7627 /

PUT BHF5X6PX6 . | Annuities X. L. .. BBBK528 .....cceevees [ PR 1,861|...... 3,222,814|6037 / 6056 (63,088 . 10005 ..
CALL OPTION

OCT27SPXC@450

7 10/15/2027 4507.

CALL BHF5X6R71;

CALL OPTION GOLDMAN

OCT27SPXC@967 SACHS

510/15/2027 9675. |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/15/2027

CALL BHF5X6R55 | Annuities ............. Exh5 ....... Xewreresessens | ISR BB6K528 .oovoceveee |oveens i e 3,296|....23,371,936|...4507 / 9675|......cucn..n 0]...(7,328,590)......c0cuve..e 0]...(7,650,492)........... ...(7,650,492)..... (321,902).....ccuennnes o] RN (o) PSRN 0f....... 145,135] .......... 0005 ..........
CALL OPTION

NOV27SPXC@593

5 11/19/2027 5935.

CALL BHF5X6R97;

CALL OPTION

NOV27SPXC@818 GOLDMAN

3 11/19/2027 8183. SACHS

CALL BHF5X6RA4 | Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|11/19/2027

........................... Annuities ............. [Exh5 ... [ X [Liiiinninn. BBBK528 i [ ieeeeeenn. 81000 571,779]...5935 / 8183................ 0]....... (85,199)................ O]....... (89,360)........... |....... (89,360)......... (4,161).......cco...... Ofceerreeen . Ofrennennnn 0l 3,659 el [ 0005




€L1'903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PV0;

PUT OPTION
OCT26SPXP@6037|

10/16/2026 6037.

PUT BHF5X6PWS;

PUT OPTION GOLDMAN

OCT26SPXP@6056) SACHS .6567 / 6708 /

10/16/2026 6056. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/16/2026 6883 / 7627 /

PUT BHF5X6PX6 . | Annuities X. L. .. BBBK528 .....cceevees [ PR 1,861|...... 3,222,814|6037 / 6056 (63,088 . 10005 ..
CALL OPTION

NOV27SPXC@593

5 11/19/2027 5935.

CALL BHF5X6R97;

CALL OPTION

NOV27SPXC@818 GOLDMAN

3 11/19/2027 8183. SACHS

CALL BHF5X6RA4 | Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|11/19/2027

........................... Annuities .......c.c.e. [EXN5 coooie [Xeoooiiiiiaes [Lcoiiiiiiiiiiiee. BBOK528 vovviviicicn |oeeees i 81000, 571,779]...5935 / 8183 ..o O] (85,199). v O (89,360) v | (89,360). e (4,161 O O 0] .. 3,659 el [0005 e
CALL OPTION

DEC27SPXC@60086|

12/17/2027 6006.

CALL BHF5X6RCO;

CALL OPTION

DEC27SPXC@8772 GOLDMAN

12/17/2027 8772. SACHS

CALL BHFSX6RD8 | Index Linked Equity/Inde | INTERNATIONA  W22LROWP2IHZN (03/27/2026|12/17/2027

........................... Annuities ............. |Exh5 ... [ Xeoiiis |Le. BBBK528 ...l eeeeiieeee.. 74)........ 546,786|...6006 / 8772|................ 0]....... (80,835)................ 0]....... (85,310} ........... |....... (85,310).........(4,475).....cccc....... O[ceeeeeeeicc. O, 0]l 3,580 | el [ 0005 .




11903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
DEC27SPXC@6006
12/17/2027 6006.
CALL BHF5X6RCO;
CALL OPTION
DEC27SPXC@8772
12/17/2027 8772.
CALL BHF5X6RD8

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

12/17/2027

...... 3,

487,296

513,422

149,506

222,814

546,786

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...6006 / 8772

(133,319

(136,059

(136,059

(28,791

(63,088

(85,310

. |0005

CALL OPTION
JAN28SPXC@5987
01/21/2028 5987.
CALL BHF5X6RG1;
CALL OPTION
JAN28SPXC@7865
01/21/2028 7865.
CALL BHF5X6RE6

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

01/21/2028

893,454

...5987 / 7865

(122,570

(128,026

(128,026




GL1'903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
JAN28SPXC@5987
01/21/2028 5987.
CALL BHF5X6RGT;
CALL OPTION
JAN2BSPXC@7865
01/21/2028 7865.
CALL BHF5X6RE6

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

01/21/2028

........ 487,296

513,422

149,506

...... 3,222,814

893,454

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...5987 /7865

(133,319

(136,059

(122,570

(128,026

(136,059

(28,791

(63,088

(128,026

. |0005

CALL OPTION
JAN28SPXC@4554
01/21/2028 4554.
CALL BHF5X6RJS5;
CALL OPTION
JAN28SPXC@1052
801/21/2028
10528. CALL
BHF5X6RF3

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

01/21/2028

....23,052,837

.4554 /10528

0[...(6,840,574

0[...(7,148,811

...(7,148,811

(308,237

155,113




9L1'903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
JAN28SPXC@4554
01/21/2028 4554.
CALL BHF5X6RJ5;
CALL OPTION
JAN28SPXC@1052
8 01/21/2028
10528. CALL
BHF5X6RF3

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

01/21/2028

......... 3,057

...... 3,

....23,

487,296

513,422

149,506

222,814

052,837

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

.4554 / 10528

(133,319

(136,059

...(6,840,574

0]..(7,148,811

(136,059

.. (28,791

(63,088

..(7.148,811

(308,237

....... 155,113

. |0005

CALL OPTION
FEB28SPXC@6014
02/18/2028 6014.
CALL BHF5X6RMS;
CALL OPTION
FEB28SPXC@7572
02/18/2028 7572.
CALL BHF5X6RN6

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

02/18/2028

787,988

...6014 /7572

(100,479

(100,479




211903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PV0;

PUT OPTION
OCT26SPXP@6037|

10/16/2026 6037.

PUT BHF5X6PWS;

PUT OPTION GOLDMAN

OCT26SPXP@6056) SACHS .6567 / 6708 /

10/16/2026 6056. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/16/2026 6883 / 7627 /

PUT BHF5X6PX6 . | Annuities X. L. .. BBBK528 .....cceevees [ PR 1,861|...... 3,222,814|6037 / 6056 (63,088 . 10005 ..
CALL OPTION

FEB28SPXC@6014

02/18/2028 6014.

CALL BHF5X6RMS;

CALL OPTION

FEB28SPXC@7572 GOLDMAN

02/18/2028 7572. SACHS

CALL BHF5X6RNG |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|02/18/2028

........................... Annuities .......c.c.e. [EXN5 coooie [Xeoooiiiiiaes [Lcoiiiiiiiiiiiee. BBOK528 vovviviicicn |oeeees .o 116)........ 787,988|...6014 / 7572|................ O]....... (96,662)......000.e.e.e. O... (100,479) e | (100,479).0 (3,817 O O 0. 5,413 . [0005 e
CALL OPTION

MAR28SPXC@569

4.03/17/2028 5694.

CALL BHF5X6RP1;

CALL OPTION

MAR28SPXC@699 GOLDMAN

0 03/17/2028 6990. SACHS

CALL BHFSX6RR7 |Index Linked Equity/Inde | INTERNATIONA  W22LROWP2IHZN (03/27/2026)|03/17/2028

........................... Annuities ............. |Exh5 ... [ Xeoiiis |Le. BBBK528 ...l oeeeeeeen. 1871......1,185,954(...5694 / 6990|................ 0]..... (146,690)................ 0]..... (152,608} ........... |..... (162,608).........(6,918)....ccccccc. Oceeeeeec . O 0l 8,311 el [ 00065




811903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
MAR28SPXC@569
4 03/17/2028 5694.
CALL BHF5X6RP1;
CALL OPTION
MAR28SPXC@699
003/17/2028 6990.
CALL BHF5X6RR7

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

03/17/2028

487,296

513,422

149,506

...... 3,222,814

...... 1,185,954

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...5694 /6990

(133,319

(136,059

(146,690

(152,608

(136,059

(28,791

(63,088

(152,608

. |0005

CALL OPTION
APR28SPXC@5312
04/21/2028 5312.
CALL BHF5X6RVS;
CALL OPTION
APR28SPXC@6587
04/21/2028 6587.

CALL BHF5X6RT3

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

04/21/2028

832,930

...5312 /6587

(116,290

(121,451

(121,451




6117903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PV0;

PUT OPTION
OCT26SPXP@6037|

10/16/2026 6037.

PUT BHF5X6PWS;

PUT OPTION GOLDMAN

OCT26SPXP@6056) SACHS .6567 /6708 /

10/16/2026 6056. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/16/2026 6883 / 7627 /

PUT BHF5X6PX6 . |Annuities X. L. .. BBBK528 .....ccoever. |orenne e e 1,861]...... 3,222,814(6037 / 6056 (63,088 . 10005 ..
CALL OPTION

APR28SPXC@5312

04/21/2028 5312.

CALL BHF5X6RVS;

CALL OPTION GOLDMAN

APR28SPXC@6587 SACHS

04/21/2028 6587. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|04/21/2028

CALL BHF5X6RT3 | Annuities ............. Exh5....... Xeorrvrraranans Lo BB6K528 .vovoveves |oviee v e 140]........ 832,930|...5312 / 6587 |............... 0f..... (116,290)................ 0f.... (121,451) oo oo (121,451)......... (5,161 (0] O [o] TR o] T 5,978] .ooeeven. 0005 ..........
CALL OPTION

APR28SPXC@4251

04/21/2028 4251.

CALL BHF5X6RY2;

CALL OPTION

APR28SPXC@1006 GOLDMAN

4.04/21/2028 SACHS

10064. CALL Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026(04/21/2028

BHF5X6RWE ....... Annuities X. L. o BBBK528 .o e e e 3,899|....27,907,093|. 4251 / 10064 .. ...(9,812,172)... .(10,247,112) e .(10,247,112)..... 200,284 ] .......... 0005 ..
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PV0;

PUT OPTION

OCT26SPXP@6037|

10/16/2026 6037.

PUT BHF5X6PWS;

PUT OPTION GOLDMAN

OCT26SPXP@6056) SACHS .6567 /6708 /

10/16/2026 6056. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/16/2026 6883 / 7627 /

PUT BHF5X6PX6 . |Annuities X. L. .. BBBK528 .....ccoever. |orenne e e 1,861]...... 3,222,814(6037 / 6056 (63,088 . 10005 ..
CALL OPTION

APR28SPXC@4251

04/21/2028 4251.

CALL BHF5X6RY2;

CALL OPTION

APR28SPXC@1006 GOLDMAN

4.04/21/2028 SACHS

10064. CALL Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026(04/21/2028

BHF5X6RWE ....... Annuities ............. Exh5....... Xevrroressanns Lo BB6K528 .ooveveiens foovenne feeeeeee o 3,899)....27,907,093|. 4251 / 10064/................ 0[...(9,812,172)....cccvcvnenen 0[.(10,247,112) ..cocvvee .(10,247,112)..... (434,940).....ccrnnnnne (0] O (o] TR 0f...... 200,284 .......... 0005 ..........
CALL OPTION

MAY28SPXC@583

1.05/19/2028 5831.

CALL BHF5X6RZ9;

CALL OPTION GOLDMAN

MAY28SPXC@714 SACHS

7 05/19/2028 7147. | Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026(05/19/2028

CALL BHF5X6S05 | Annuities X. L. o BBBK528 .o | e 837,081|...5831 / 7147]|.. (102,795) cvcveveens fonnne (102,795)........ (3,976)....eveveveees O O O 6,118 e 0005 ..
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PV0;

PUT OPTION
OCT26SPXP@6037|

10/16/2026 6037.

PUT BHF5X6PWS;

PUT OPTION GOLDMAN

OCT26SPXP@6056) SACHS .6567 /6708 /

10/16/2026 6056. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/16/2026 6883 / 7627 /

PUT BHF5X6PX6 . |Annuities X. L. .. BBBK528 .....ccoever. |orenne e e 1,861]...... 3,222,814(6037 / 6056 (63,088 . 10005 ..
CALL OPTION

MAY28SPXC@583

1.05/19/2028 5831.

CALL BHF5X6RZ9;

CALL OPTION GOLDMAN

MAY28SPXC@714 SACHS

7 05/19/2028 7147. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|05/19/2028

CALL BHF5X6S05 | Annuities ............. Exh5....... Xeorrvrraranans Lo BB6K528 .vovoveves |oviee v e 129]........ 837,081|...5831 / 7147 |...cvuve 0f...... (98,819)..cuvuveennn. 0f..... (102,795) ....covova |ovnn (102,795)......... (3,976)...ccvvnnnn (0] O [o] TR o] T 6,118] oveeven. 0005 ..........
CALL OPTION

JUN28SPXC@6003

06/16/2028 6003.

CALL BHF5X6S21;

CALL OPTION GOLDMAN

JUN28SPXC@7625 SACHS

06/16/2028 7625. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|06/16/2028

CALL BHF5X6S13 |[Annuities ............. Exh5....... D ORI Lo BB6K528 .......ccco. |oeeeeeee s 98]........ 667,772|...6003 / 7625|................ 0f....... (84,575).......ccc.... 0f....... (87,410) ..evvveees e (87,410)......... (2,835)...cuueeennnns (0] ST (0] S (0] BRI 4,968 .......... 0005 ..........
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
JUN28SPXC@6003
06/16/2028 6003.
CALL BHF5X6S21;
CALL OPTION
JUN28SPXC@7625
06/16/2028 7625.
CALL BHF5X6S13

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

06/16/2028

487,296

513,422

149,506

...... 3,222,814

667,772

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...6003 /7625

(133,319

(136,059

(136,059

(28,791

(63,088

. |0005

CALL OPTION
JUL28SPXC@6293
07/21/2028 6293.
CALL BHF5X6S88;
CALL OPTION
JUL28SPXC@7882
07/21/2028 7882.

CALL BHF5X6S62

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

07/21/2028

744,188

...6293 /7882

(84,400




€¢1'903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PV0;

PUT OPTION

OCT26SPXP@6037|

10/16/2026 6037.

PUT BHF5X6PWS;

PUT OPTION GOLDMAN

OCT26SPXP@6056) SACHS .6567 /6708 /

10/16/2026 6056. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/16/2026 6883 / 7627 /

PUT BHF5X6PX6 . |Annuities X. L. .. BBBK528 .....ccoever. |orenne e e 1,861]...... 3,222,814(6037 / 6056 (63,088 . 10005 ..
CALL OPTION

JUL28SPXC@6293

07/21/2028 6293.

CALL BHF5X6588;

CALL OPTION GOLDMAN

JUL28SPXC@7882 SACHS

07/21/2028 7882.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|07/21/2028

CALL BHF5X6S62 | Annuities ............. Exh5....... Xeorrvrraranans Lo BB6K528 .vovoveves |oviee v e 105]........ 744,188)...6293 / 7882]................ 0f...... (81,808)................ 0f...... (84,400) ...ceen. e (84,400......... (2,592)....cccuneen (0] O [o] TR o] T 5,655| ... 0005 ..........
CALL OPTION

JUL28SPXC@3984

07/21/2028 3984.

CALL BHF5X6S96;

CALL OPTION

JUL28SPXC@1051 GOLDMAN

307/21/2028 SACHS

10513. CALL Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026(07/21/2028

BHF5X6S47 ......... | Annuities X. L. o BBBK528 .o e e e 3,832|....27,776,252|. 3984 / 10513 .. .(10,629,586)... .(11,086,879)........... .(11,086,879)..... 211,062 ..o 0005 ..




¥Z1'903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PV0;

PUT OPTION
OCT26SPXP@6037|

10/16/2026 6037.

PUT BHF5X6PWS;

PUT OPTION GOLDMAN

OCT26SPXP@6056) SACHS .6567 /6708 /

10/16/2026 6056. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/16/2026 6883 / 7627 /

PUT BHF5X6PX6 . |Annuities X. L. .. BBBK528 .....ccoever. |orenne e e 1,861]...... 3,222,814(6037 / 6056 (63,088 . 10005 ..
CALL OPTION

JUL28SPXC@3984

07/21/2028 3984.

CALL BHF5X6S96;

CALL OPTION

JUL28SPXC@1051 GOLDMAN

307/21/2028 SACHS

10513. CALL Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026(07/21/2028

BHF5X6S47 ......... Annuities ............. Exh5....... Xevrroressanns Lo BB6K528 .ooveveiens foovenne feeeeeee o 3,832)....27,776,252|. 3984 / 10513 ... 0[.(10,629,586)................ 0[.(11,086,879) ....c...... . (11,086,879)..... (457,293)...ccvrnnns (0] O (o] TR 0f...... 211,062 ... 0005 ..........
CALL OPTION

AUG28SPXC@641

408/18/2028 6414.

CALL BHF5X6SA3;

CALL OPTION GOLDMAN

AUG28SPXC@804 SACHS

208/18/2028 8042. [Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|08/18/2028

CALL BHF5X6SB1 | Annuities X. L. BB6K528 ......ccccoe. |oeeeeees s L 91, 657,748]...6414 / 8042]................ 0]....... (69,407 )................ O....... (71,650) ........... |....... (71,650).........(2,243)......c........ O].eceeciieeee. O 01l 5,080 | 0005 ..

657,748|...6414 / 8042]..
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PV0;

PUT OPTION
OCT26SPXP@6037|

10/16/2026 6037.

PUT BHF5X6PWS;

PUT OPTION GOLDMAN

OCT26SPXP@6056) SACHS .6567 / 6708 /

10/16/2026 6056. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/16/2026 6883 / 7627 /

PUT BHF5X6PX6 . | Annuities X. L. .. BBBK528 .....cceevees [ PR 1,861|...... 3,222,814|6037 / 6056 (63,088 . 10005 ..
CALL OPTION

AUG28SPXC@641

4.08/18/2028 6414.

CALL BHF5X6SA3;

CALL OPTION GOLDMAN

AUG28SPXC@804 SACHS

2 08/18/2028 8042. |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|08/18/2028

CALL BHF5X6SB1_| Annuities ............. Exh5 ....... Xewreresessens | ISR BB6K528 .vocviee v v e [N 657,748|...6414 / 8042]................ 0f....... (69,407)..c.ccvennnne. 0f....... (71,650) .cvvevenens |oannne (71,650)......... (2,243). .0 o] RN (o) PSRN o] T 5,080 oo 0005 ..........
CALL OPTION

SEP28SPXC@6583

09/15/2028 6583.

CALL BHF5X6SES5;

CALL OPTION

SEP28SPXC@8047 GOLDMAN

09/15/2028 8047. SACHS

CALL BHF5X6SD7 |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|09/15/2028

........................... Annuities ............. |Exh5 ..o [ Xeooooiiiiiies |, BBBK528 ...l e, ievieeennn. 790, 577,885]...6583 / 8047|................ 0]....... (62,856 )......cceevnen. Ofeeen (54,733) e e (54,733). (1,877 ). O O 0l 4,635 ] el 0005
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .
CALL OPTION
SEP28SPXC@6583
09/15/2028 6583.
CALL BHF5X6SES;
CALL OPTION
SEP28SPXC@8047
09/15/2028 8047.
CALL BHF5X6SD7

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ....

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

09/15/2028

........ 487,296

........ 513,422

149,506

...... 3,222,814

........ 577,885

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

...6583 / 8047

(133,319

(136,059

(136,059

....... (28,791

(63,088

....... (54,733

. |0005

CALL OPTION
OCT28SPXC@381
2 10/20/2028 3812.
CALL BHF5X6SK1;
CALL OPTION
OCT28SPXC@119
67 10/20/2028
11967. CALL
BHF5X6SH8

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

10/20/2028

....28,844,012

.3812 /11967

.(10,823,245

0[. (11,262,535

. (11,262,535

230,703
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT26SPXC@656
7 10/16/2026 6567.
CALL BHF5X6PY4;
CALL OPTION
OCT26SPXC@670
8 10/16/2026 6708.
CALL BHF5X6Q07;
CALL OPTION
OCT26SPXC@688
3 10/16/2026 6883.
CALL BHF5X6PU2;
CALL OPTION
OCT26SPXC@762
7 10/16/2026 7627.
CALL BHF5X6PVO;
PUT OPTION
OCT26SPXP@6037|
10/16/2026 6037.
PUT BHF5X6PWS;
PUT OPTION
OCT26SPXP@6056)
10/16/2026 6056.
PUT BHF5X6PX6 .

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde
X.

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

L. BB6KS528 ...

INTERNATIONA  W22LROWP2IHZN

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/16/2026

........ 487,296

........ 513,422

149,506

...... 3,222,814

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6567 /6708 /
6883 / 7627 /
6037 / 6056

(133,319

(136,059

(136,059

....... (28,791

(63,088

. 10005

CALL OPTION
OCT28SPXC@381
2 10/20/2028 3812.
CALL BHF5X6SKT1;
CALL OPTION
OCT28SPXC@119
67 10/20/2028
11967. CALL
BHF5X6SH8

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

10/20/2028

3,656

....28,844,012

.3812/11967

.(10,823,245

0]. (11,262,535

. (11,262,535

(439,290

230,703
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
JAN29SPXC@3976
01/19/2029 3976.
CALL BHF5X6SPO;
CALL OPTION
JAN29SPXC@1283
9 01/19/2029
12839. CALL
BHF5X6SNS
CALL OPTION
JUL29SPXC@4441
07/20/2029 4441.
CALL BHF5X6ST2;
CALL OPTION
JUL29SPXC@1376
5 07/20/2029
13765. CALL
BHF5X6SV7

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/20/2028

01/19/2029

07/20/2029

2,918

........ 487,296

........ 513,422

149,506

....24,533,085

....32,861,830

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

.3976 / 12839

.4441/13765

(133,319

...(8,358,652

...(9,305,856

(136,059

0l...(8,699,706

0]...(9,734,635

(136,059

....... (28,791

....... (19,204

...(8,699,706

...(9,734,635

(341,054

205,560

298,792

CALL OPTION
APR29SPXC@4080
04/20/2029 4080.
CALL BHF5X6SU9;
CALL OPTION
APR29SPXC@1374
3 04/20/2029
13743. CALL
BHF5X6SR6

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

04/20/2029

3,708

....33,043,842

.4080 / 13743

.(10,437,381

0].(10,893,679

(10,893,679

(456,298

288,899




61903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
APR29SPXC@4080
04/20/2029 4080.
CALL BHF5X6SU9;
CALL OPTION
APR29SPXC@1374
3 04/20/2029
13743. CALL
BHF5X6SR6
CALL OPTION
NOV29SPXC@428
0 11/16/2029 4280.
CALL BHF5X6SZ8;
CALL OPTION
NOV29SPXC@146
35 11/16/2029
14635. CALL
BHF5X6SX3

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/20/2028

04/20/2029

11/16/2029

3,708

........ 487,296

........ 513,422

149,506

....33,043,842

....43,570,703

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

.4080 / 13743

.4280 / 14635

(133,319

.(10,437,381

.(12,658,193

(136,059

0[.(10,893,679

0. (13,239,092

(136,059

....... (28,791

....... (19,204

(10,893,679

. (13,239,092

(456,298

(580,899

288,899

415,231

CALL OPTION
FEB30SPXC@4238
02/15/2030 4238.
CALL BHF5X6T20;
CALL OPTION
FEB30SPXC@1536
8 02/15/2030
15368. CALL
BHF5X6T12

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

02/15/2030

3,130

....30,683,390

.4238 /15368

...(8,816,101

0]...(9,218,667

...(9,218,667

(402,566

302,282
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
FEB30SPXC@4238
02/15/2030 4238.
CALL BHF5X6T20;
CALL OPTION
FEB30SPXC@1536
8 02/15/2030
15368. CALL
BHF5X6T12
CALL OPTION
APR30SPXC@5107
04/18/2030 5107.
CALL BHF5X6T46;
CALL OPTION
APR30SPXC@1289
6 04/18/2030
12896. CALL
BHF5X6T61

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/20/2028

02/15/2030

04/18/2030

3,130

........ 487,296

........ 513,422

149,506

....30,683,390

....12,971,162

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

.4238 /15368

.5107 / 12896

(133,319

...(8,816,101

...(3,216,743

(136,059

0l...(9.218,667

0]...(3,336,039

(136,059

....... (28,791

....... (19,204

..(9,218,667

...(3,336,039

(402,566

(119,296

302,282

130,553

CALL OPTION
MAY30SPXC@523
2 05/17/2030 5232.
CALL BHF5X6T87;
CALL OPTION
MAY30SPXC@138
71 05/17/2030
13871. CALL
BHF5X6T53

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

05/17/2030

1,316

....12,569,774

.5232 /13871

...(2,860,850

0]...(2,978,327

..(2,978,327

(117,477

127,747
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
MAY30SPXC@523
2 05/17/2030 5232.
CALL BHF5X6T87;
CALL OPTION
MAY30SPXC@138
71 05/17/2030
13871. CALL
BHF5X6T53
CALL OPTION
JUN3OSPXC@5420
06/20/2030 5420.
CALL BHF5X6TA2;
CALL OPTION
JUN3OSPXC@1389
4 06/20/2030
13894. CALL
BHF5X6TBO

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/20/2028

05/17/2030

06/20/2030

1,316

........ 487,296

........ 513,422

149,506

....12,569,774

... 11,694,627

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

.5232 /13871

.5420 /13894

(133,319

...(2,860,850

...(2,507,442

(136,059

0[...(2,978,327

0]...(2,609,390

(136,059

....... (28,791

....... (19,204

..(2,978,327

...(2,609,390

..... (

..... (1

17,477

01,948

127,747

120,186

CALL OPTION
JUL30SPXC@5539
07/19/2030 5539.
CALL BHF5X6TE4;
CALL OPTION
JUL30SPXC@1365
4 07/19/2030
13654. CALL
BHF5X6TC8

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

07/19/2030

1,263

....12,120,380

.5539 / 13654

...(2,540,903

0]...(2,634,129

...(2,634,129

125,727
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
CALL OPTION

JUL30SPXC@5539

07/19/2030 5539.
CALL BHF5X6TE4;

CALL OPTION

JUL30SPXC@1365 GOLDMAN

4 07/19/2030 SACHS

13654. CALL Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|07/19/2030

BHF5X6TCS ........ Annuities ............. Exh 5 ....... ) COPPPRN Lo BB6K528 .......ccooe. foveneee s [ 1,263]....12,120,380|. 5539 / 13654 (................ 0[...(2,540,903)................ 0[...(2,634,129)........... ...(2,634,129)....... (93,226)......c000eueen (0] (0] S of....... 125,727 | v 0005 ..........
CALL OPTION

AUG30SPXC@545

3 08/16/2030 5453.
CALL BHF5X6TGY;

CALL OPTION
AUG30SPXC@127 GOLDMAN

04 08/16/2030 SACHS

12704. CALL Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|08/16/2030

BHF5X6TF1 ......... Annuities ............. Exh5....... Xeorrvrraranans Lo BB6K528 .vovoveves |oviee v e 983|......8,924,166|. 5453 / 12704|................ 0[..(2,029,819)................ 0[...(2,087,074)............ ...(2,087,074)....... (57,255)....ccuenn... (0] O [o] TR 0f....... 93,393 ..oene. 0005 ..........
CALL OPTION

SEP30SPXC@5642

09/20/2030 5642.
CALL BHF5X6TKO;

CALL OPTION

SEP30SPXC@1272 GOLDMAN

1.09/20/2030 SACHS

12721. CALL Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|09/20/2030

BHF5X6TJ3 ......... Annuities ............. Exh 5 ....... ) COPPPRN Lo BB6K528 .......cooe foeeeeee s 454|...... 4,168,401[.5642 / 12721 |................ 0l..... (892,575)......c0uveunen 0l..... (915,409) ...cvveen fonnn (915,409)....... (22,834 ).....ccuviennen (0] (0] U 0f........ 44,098 .......... 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
CALL OPTION

SEP30SPXC@5642

09/20/2030 5642.
CALL BHF5X6TKO;

CALL OPTION

SEP30SPXC@1272 GOLDMAN

1.09/20/2030 SACHS

12721. CALL Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|09/20/2030

BHF5X6TJ3 ......... Annuities ............. Exh 5 ....... ) COPPPRN Lo BB6K528 .......coooe. foveneee s s 454|...... 4,168,401(.5642 / 12721 |................ of..... (892,575)......c00veunen of..... (915,409) ...cveeenn fonnn (915,409)....... (22,834).....ccuvvennen (0] (0] S [0 S 44,098] .......... 0005 ..........
CALL OPTION

OCT30SPXC@579

4 10/18/2030 5794.
CALL BHF5X6TN4;

CALL OPTION
OCT30SPXC@956 GOLDMAN

2 10/18/2030 9562. SACHS

CALL BHF5X6TM6 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/18/2030

........................... Annuities ........c.o.. [Exh5 oo [Xeovooiiaie [Lovviiiiciiicinien. BBOK528 v [ ...o...... 401[......3,078,878|...5794 / 9562|................ 0|..... (638,264)................ O]..... (650,875)........... |..... (650,875)....... (12,611 )}..c0.ccevecceee. Ofcereviiceice. 0. 0] 32,850 ... [0005 ...
CALL OPTION

NOV30SPXC@593

411/15/2030 5934.

CALL BHF5X6TQ7;

CALL OPTION GOLDMAN

NOV30SPXC@917 SACHS

0 11/15/2030 9170. |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|11/15/2030

CALL BHF5X6TR5 |[Annuities ............. Exh5....... D ORI Lo BB6K528 .........co. |oeeeeees s 509]...... 3,843,968(...5934 / 9170|................ 0f..... (719,318).......cc.... 0f..... (733,315) evveeeeens fone (733,315)....... (13,997)....cuvneenn. (0] ST (0] S (0] BRI 41,357 ..o 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
CALL OPTION

NOV30SPXC@593

4 11/15/2030 5934.
CALL BHF5X6TQ7;

CALL OPTION GOLDMAN

NOV30SPXC@917 SACHS

0 11/15/2030 9170. |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|11/15/2030

CALL BHF5X6TR5 | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..o |oveee v e 509/......3,843,968)|...5934 / 9170|................ 0f..... (719,318)...coveeee 0f..... (733,315) cccocreras |onn (733,315)....... (13,997)..cevvreee. 0] USSR [o] SS of....... 41,357 cueueee 0005 ..........
CALL OPTION

DEC30SPXC@8507|

12/20/2030 8507.
CALL BHF5X6TT1;

CALL OPTION GOLDMAN

DEC30SPXC@5993| SACHS

12/20/2030 5993. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|12/20/2030

CALL BHF5X6TV6 | Annuities ............. Exh5....... Xeorrvrraranans Lo BB6K528 .vovoveves |oviee v e 434]......3,146,500...8507 / 5993|................ 0f..... (507,771 v 0f..... (519,985) ...covove |ovnn (519,985)....... (12,214).cevenn. (0] O [o] TR 0f....... 34,202 .......... 0005 ..........
CALL OPTION

JAN31SPXC@6004

01/17/2031 6004.
CALL BHF5X6TW4;

CALL OPTION GOLDMAN
JAN31SPXC@8002 SACHS
01/17/2031 8002.  |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|01/17/2031

CALL BHF5X6TX2 [Annuities ............. Exh5....... D ORI Lo BB6K528 .........co. |oeeeeees e 337]...... 2,360,011/...6004 / 8002]|................ 0f..... (327,943).......ccc..... 0f..... (336,827) ..cevveeen fonee (336,827)......... (8,884)......c..... (0] SR (0] R Ofueeens 25,860 .......... 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
CALL OPTION

JAN31SPXC@6004

01/17/2031 6004.
CALL BHF5X6TW4;

CALL OPTION GOLDMAN

JAN31SPXC@8002 SACHS

01/17/2031 8002. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|01/17/2031

CALL BHF5X6TX2 |Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..o |oveee v e 337|......2,360,011|...6004 / 8002|............... 0f..... (327,943)................ 0f..... (336,827) ..cccovuve | (336,827)......... (8,884).....ccuceee 0] USSR [o] SS of....... 25,860 .......... 0005 ..........
CALL OPTION

FEB31SPXC@6037

02/21/2031 6037.
CALL BHF5X6U02;

CALL OPTION GOLDMAN

FEB31SPXC@7836 SACHS

02/21/2031 7836. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|02/21/2031

CALL BHF5X6U10 | Annuities ............. Exh5....... Xeorrvrraranans Lo BB6K528 .vovoveves |oviee v e 335/......2,323,728|...6037 / 7836 |................ 0[.... (296,649)................ 0f..... (304,933) ....ccove |onnn (304,933)......... (8,284).....cuee (0] O [o] TR 0f....... 25,715( v 0005 ..........
CALL OPTION

MAR31SPXC@569

4 03/21/2031 5694.
CALL BHF5X6U36;

CALL OPTION GOLDMAN
MAR31SPXC@736 SACHS
803/21/2031 7368. |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|03/21/2031

CALL BHF5X6U44 |Annuities ............. Exh5....... D ORI Lo BB6K528 .........co. |oeeeeees e 405|...... 2,645,055[...5694 / 7368|................ 0f..... (352,119).....cuveeeenn. 0f..... (366,114) ...cceeenn |onee (366,114)....... (13,995)......oeeeeen. (0] SR (0] R Ofueeens 29,500] .......... 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
CALL OPTION

MAR31SPXC@569

4 03/21/2031 5694.
CALL BHF5X6U36;

CALL OPTION GOLDMAN

MAR31SPXC@736 SACHS

8 03/21/2031 7368. |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|03/21/2031

CALL BHF5X6U44 | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..o |oveee v e 405]|......2,645,055|...5694 / 7368|................ 0f..... (352,119).....c.cuvece. 0f..... (366,114) ...coovve | (366,114)....... (13,995)........oe..... 0] USSR [o] SS of....... 29,500 .......... 0005 ..........
CALL OPTION

APR31SPXC@5404

04/18/2031 5404.
CALL BHF5X6U77;

CALL OPTION GOLDMAN

APR31SPXC@6895 SACHS

04/18/2031 6895. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|04/18/2031

CALL BHF5X6U69 | Annuities ............. Exh5....... Xeorrvrraranans Lo BB6K528 .vovoveves |oviee v e 451]...... 2,773,425|...5404 / 6895|................ 0f..... (365,525)................ 0f..... (383,030) ....cccve |onne (383,030)....... (17,505)................ (0] O [o] TR 0f....... 31,169 ..ooean. 0005 ..........
CALL OPTION

MAY31SPXC@579

5 05/16/2031 5795.
CALL BHF5X6U85;

CALL OPTION
MAY31SPXC@752 GOLDMAN
4 05/16/2031 7524. SACHS

. [0005 ..

CALL BHF5X6UC6 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|05/16/2031
Annuities X. L. .. BB6K528 .... JUP R

.. 462]...... 3,076,689|...5795 / 7524 .. (406,990})................ 0]..... (420,505) ........... |..... (420,505
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
MAY31SPXC@579
5 05/16/2031 5795.
CALL BHF5X6U85;
CALL OPTION
MAY31SPXC@752
4 05/16/2031 7524.
CALL BHF5X6UC6

CALL OPTION
JUN31SPXC@6045
06/20/2031 6045.
CALL BHF5X6UBS;
CALL OPTION
JUN31SPXC@7718
06/20/2031 7718.
CALL BHF5X6UD4

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

GOLDMAN
SACHS
INTERNATIONA

W22LROWP2IHZN
BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/20/2028

05/16/2031

06/20/2031

........ 487,296

513,422

149,506

...... 3,076,689

...... 3,275,594

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

...5795 /7524

...6045/7718

(133,319

(406,990

(393,736

(136,059

(403,648

(136,059

.. (28,791

..(19,204

(420,505

(403,648

CALL OPTION
JUL31SPXC@6318
07/18/2031 6318.
CALL BHF5X6UF9;
CALL OPTION
JUL31SPXC@8203
07/18/2031 8203.
CALL BHF5X6UH5

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

03/27/2026

07/18/2031

...... 2,991,326

...6318 /8203

(363,796

(367,925

(367,925
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
CALL OPTION

JUL31SPXC@6318

07/18/2031 6318.
CALL BHF5X6UF9;

CALL OPTION

JUL31SPXC@8203 GOLDMAN

07/18/2031 8203. SACHS

CALL BHF5X6UH5 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|07/18/2031

........................... Annuities ............. [Exh5 oo [Xevvvovviiees [Lvciiiiiiiiiiiin. BBBK528 Lo [ oo 412[......2,991,326/(...6318 / 8203 |................ 0[..... (363,796)................ O]..... (367,925)........... |..... (367,925)......... (4,129)......cccocceee. Ofceriiiiincnn O 0. 34,437 ...l | 0005 e
CALL OPTION

AUG31SPXC@642

7 08/15/2031 6427.

CALL BHF5X6UGT;

CALL OPTION GOLDMAN

AUG31SPXC@839 SACHS

4 08/15/2031 8394. |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|08/15/2031

CALL BHF5X6UJ1 | Annuities ............. Exh5....... Xevorrrrainnn Lo, BB6K528 ......ooovees foreeeee e | 340|...... 2,519,570|...6427 / 8394 |................ 0]..... (306,130)....ccvvenenes 0]..... (308,103)....cccc. foenn. (308,103)......... (1,973).ceeeiinnnnne (o] PP (0] EPRR 0f....... 29,215] cueenees 0005 ..........
CALL OPTION

SEP31SPXC@6601

09/19/2031 6601.

CALL BHF5X6UNZ2;

CALL OPTION GOLDMAN

SEP31SPXC@8582 SACHS

. [0005 ..

09/19/2031 8582. | Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|09/19/2031
CALL BHF5X6UL6 | Annuities X. L. .. BB6K528 .... [ IR R

...... 2,269,859|...6601 / 8582].. ..... (263,658)...

(263,433)...
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xewaereernnnnnn INTL. PLC ........ F3BB653 ....cccevveee foeveeeee s e 192(........ 487,296(...2096 / 2980 |................ 0l..... (133,319) e eeeevennns 0l..... (136,059)...ceeeee |onnen (136,059)......... (2,740)...ccovnnnnnnnns [0 PO 0
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HH0; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh5 ....... Xewaereernnnnnn INTL. PLC ........ F3BB653 ....cocevvvee fooveeeee s e 196(........ 513,422|...2496 / 2743|......c.uuen.... (0] U (34,263)....ccceeennnnnn (0] U (39,998)...........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HJ6 ......... Annuities ............. Exh5 ....... Xewarreernnnnnn INTL. PLC ........ F3BB653 ...ccccvvveen fovvveeee e et 59]........ 149,506/(...2248 / 2820 |................ (0] U (PARSISR D (0] U (28,791) cevvveeen fees (28,791)......... (2,200)...ccevvunnnnnnn [0 PO [0 O (0] I 262 oo 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION GOLDMAN
OCT28SPXP@5841 SACHS
10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /
PUT BHF5X6SGO . | Annuities ............. Exh5 ....... Xewaereernnnnnn | BB6K528 ......oecoees foeviies s e 134(........ 467,347(6841 | (0] U (15,334 )i (0] U (19,204)...........
CALL OPTION
SEP31SPXC@6601
09/19/2031 6601.
CALL BHF5X6UN2;
CALL OPTION GOLDMAN
SEP31SPXC@8582 SACHS
09/19/2031 8582. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|09/19/2031
CALL BHF5X6UL6 |Annuities ............. Exh5 ....... Xewaereernnnnnn | BB6K528 .....cceceees fovviies s e 299|...... 2,269,859|...6601 / 8582|................ 0l..... (263,433)...cccvvvnnnnnns 0l..... (263,658)...........
CALL OPTION
OCT31SPXC@675
2 10/17/2031 6752.
CALL BHF5X6UP7;
CALL OPTION
OCT31SPXC@867
310/17/2031 8673.
CALL BHF5X6URS;
PUT OPTION GOLDMAN
OCT31SPXP@5345 SACHS
10/17/2031 5345. | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/17/2031 .6752 /8673 /
PUT BHF5X6UQ5 . | Annuities ............. Exh5....... Xeveruerrannans Lo BB6K528 ... fooniis s e 754]|...... 2,610,097|5345 [ 0]..... (135,747 ). cevveennnnnes 0
0199999999. Subtotal - purchased options - hedging other - collars 121,250,381 (58,551,454
0219999999. Subtotal - purchased options - hedging other 155,025,934 (42,047,421
0289999999. Subtotal - purchased options - replications 0 0
0359999999. Subtotal - purchased options - income generation 0 0
0429999999. Subtotal - purchased options - other 0 0
0439999999. Total purchased options - call options and warrants 22,227,053| 6,078,616
0449999999. Total purchased options - put options 0 10,425,417
0459999999. Total purchased options - caps 11,548,500 0
0469999999. Total purchased options - floors 0 0

....... (19,204).........(3,870)...ccceeeeeee. Ol O 0. 3,738 el [0005

..... (263,658)............(225).....c.cceeeeee. O Ol 0.l 26,653 eeeelll. (0005 ..

..... (141,728)........... |..... (141,728).........(5,981})................ Of................ O
151,434,806| XXX [151,434,806] (22,442,418
194,202,768| XXX [194,202,769] (26,221,222
0] XXX 0 0

0] XXX 0 0

0] XXX 0 0
31,875,590 XXX 31,875,591| (3,080,546
9,773,023| XXX 9,773,023 (652,394
1,119,349| XXX 1,119,349 (45,864

0] XXX 0 0

14,250,217| XXX XXX
14,250,217| XXX XXX
0] XXX XXX

olo|o|o|o|o|o|o|o

olo|o|o|o|o|o|o|o
(=]

olo|o|o|o|o|o|o|o

ojo|jo|jo|o|o
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 coovvveee foveeees oveee foreeen 192]........ 487,296...2096 / 2980 |................ of..... (133,319).cvcvevrinnne of..... (136,059) ..cvevens fonnen (136,059)......... (2,740
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh5 ....... Xewrrrreennens INTL. PLC ........ F3BBB53 covvveee foveeee oeeeeee oreeen 196|........ 513,422|...2496 / 2743 ... [o] N (34,263).....c0cnenne (o] N (39,998) ...cvenen |orenne (39,998)......... (5,735
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU ......... Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 .cvvviees foeveees v e 59| 149,506...2248 / 2820 |................ [o] N (26,591)vcveveneenene (o] N (28,791) evvvvenes |oreene (28,791)......... (2,200).....cevenennnne (0] S (0] S (0] U 262 oeene 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION GOLDMAN
OCT28SPXP@5841 SACHS
10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /
PUT BHF5X6SGO . | Annuities ............. Exh5 ....... Xewrrressasens | ISR BB6K528 .voevies foveee eene e 134/........ 467,347|5841 | 0f....... (15,334)..cccvennne 0f....... (19,204) .covoveis o (19,204)......... [CX:140) PR o] ST (o) PSP o] T 3,738
0469999999. Total purchased options - floors 0 0 0] XXX 0 0

0479999999. Total purchased options - collars 121,250,381 (58,551,454 151,434,806 XXX |151,434,806| (22,442,418
0489999999. Total purchased options - other 0 0 0] XXX 0 0
0499999999. Total purchased options 155,025,934 | (42,047,421 194,202,768| XXX | 194,202,769] (26,221,222
0569999999. Subtotal - written options - hedging effective excluding variable annuity guarantees under SSAP No.108 0 0
0639999999. Subtotal - written options - hedging effective variable annuity guarantees under SSAP No.108 0 0
CALL OPTION JPMORGAN
AUG30SPXC@112 |Index Linked Equity/Inde | CHASE BANK 7H6GLXDRUGQFU (09/24/2024)08/16/2030
00 BHF4HQOF9 .... | Annuities ............. Exh5....... Xevrrreraneens NA s 57RNEI7 ..ccvvvvvcves oo e e 121]...... 1,355,536|........... 11200|......... (6,424).....cccvunnnne (0] P 0f....... (19,858) ..cccvvees founnne (19,858).......... 1,748 i (0] (0] P (0] (0] [ 0005 ..........
CALL OPTION
SEP30SPXC@1120
0 09/20/2030 JPMORGAN
11200. CALL Index Linked Equity/Inde [ CHASE BANK ~ 7H6GLXDRUGQFU | 10/16/2024|09/20/2030
BHF4KFXF3 ........ Annuities ............. Exh5 ....... Xewarreernnnnnn NA. s S57RNEIJ7 .ooovvvvveen v foeeeeee eeeiiins 232|...... 2,595,936|........... 11200|....... (18,304 )....ccevvnennnns [0 O (0] U (40,854) ..o feennnns (40,854Y).......... 3,491 o [0 PO [0 O [0 PO (0] 0005 ..........
CALL OPTION
SEP30SPXC@1160
0 09/20/2030 JPMORGAN
11600. CALL Index Linked Equity/Inde | CHASE BANK 7H6GLXDRUGQFU |10/16/2024)09/20/2030
BHF4KSU27 ........ Annuities ............. Exh 5 ....... X.. . [NACLL .. 57RNE97 ............. I s
CALL OPTION
OCT30SPXC@108
00 10/18/2030 JPMORGAN
10800. CALL Index Linked Equity/Inde [ CHASE BANK ~ 7H6GLXDRUGQFU |10/31/2024|10/18/2030
BHF4LUCA47 ........ Annuities ............. Exh5....... Xeuarreerennnns NA. S7RNES7 ..coovvvvvnnn fovvvnees fooveee eeeiiennns 153]...... 1,652,508|........... 10800]....... (15,557)-cceceennnnnnns [0 T (0] PPN [CZNEET) I N (34,155).......... 3,244 ... (0] PP [0 T (0] PP (0] I 0005 ..........
CALL OPTION
OCT30SPXC@116 GOLDMAN
00 10/18/2030 SACHS
11600. CALL Index Linked Equity/Inde | INTERNATIONA W22LROWP2IHZN |11/20/2024]|10/18/2030
BHF4MZLX1 ........ Annuities ............. Exh5....... Xevrrreraneens | IR BB6K528 ......ccoee foeeeeee s s 127]...... 1,471,460|........... 11600|......... (9,556)....0ccciunennne (0] ST 0f....... (19,687).ccccuvees fovnnne (19,687).......... 1,406 )]...ccveinennne (0] I (0] U (0] I (0] [ 0005 ..........

(302,484
0
(308,804

14,250,217| XXX XXX
0] XXX XXX
14,250,217| XXX XXX

o|o|o|o|o|o
o|o|o|o|o|o
o|o|o|o|o|o

...... 1,582,936|.

. (0005 ...
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
OCT30SPXC@116
00 10/18/2030
11600. CALL
BHF4MZLX1
CALL OPTION
NOV30SPXC@108
00 11/15/2030
10800. CALL
BHF4MZSLO
CALL OPTION
APR25COJ5C@130)
NOV30SPXC@112
00 BHF4PVOM4
Premium at Maturity
2030-11-18
CALL OPTION
APR25COJ5C@130)
DEC30SPXC@1120
0 BHF4PVOR3
Premium at Maturity
2030-12-23

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN
BB6KS528 .............
GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN
BB6K528 .............
GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN
BB6K528

MORGAN
STANLEY & CO
INTL. PLC

4PQUHN3JPFGFN
F3BB653

MORGAN
STANLEY & CO
INTL. PLC

4PQUHN3JPFGFN
F3BB653

03/27/2026

03/27/2026

03/27/2026

03/27/2026

11/20/2024

11/20/2024

05/15/2026

05/15/2026

05/15/2026

10/20/2028

10/18/2030

11/15/2030

........ 487,296

513,422

149,506

...... 2,881,648

...... 2,034,480

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

........... 11600

........... 10800

(133,319

(136,059

(136,059

(28,791

CALL OPTION
FEB26RTYC@2900
DEC30SPXC@1120
0 BHF4R3ZV6
Premium at Maturity
2030-12-23

Index Linked
Annuities

BANK OF
AMERICA NA ...

B4TYDEB6GKMZO
031MB27

...... 1,825,376

........... 11200

(34,256
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
FEB26RTYC@2900
DEC30SPXC@1120
0 BHF4R3ZV6
Premium at Maturity
2030-12-23
CALL OPTION
FEB26RTYC@2900
DEC30SPXC@1080
0 BHF4R4125
Premium at Maturity
2030-12-23 .........
CALL OPTION
FEB26RTYC@2900
JAN31SPXC@1080
0 BHF4SCB74
Premium at Maturity
2031-01-20
CALL OPTION
FEB26RTYC@2900
JAN31SPXC@1120
0 BHF4SQ3D9

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

BANK OF
AMERICA NA ...

B4TYDEB6GKMZO
031MB27

BANK OF
AMERICA NA ...

B4TYDEB6GKMZO
031MB27 ....

JPMORGAN
CHASE BANK
NA

7HB6GLXDRUGQFU
57RNEOT .............
MORGAN

STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

03/27/2026

03/27/2026

03/27/2026

01/13/2025

01/23/2025

05/15/2026

05/15/2026

05/15/2026

10/20/2028

12/20/2030

01/17/2031

........ 487,296

513,422

149,506

...... 1,825,376

...... 1,680,372

...... 1,517,724

...... 1,654,912

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

........... 11200

........... 10800

........... 11200

(133,319

(136,059

(136,059

(28,791

(19,204

(34,256

. |0005

CALL OPTION
FEB26RTYC@2900
FEB31SPXC@1120
0 BHF4U7P51
Premium at Maturity

2031-02-24

Index Linked
Annuities

JPMORGAN
CHASE BANK
NA

7HBGLXDRUGQFU
57RNE97

...... 1,822,688

........... 11200

(38,340
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
FEB26RTYC@2900
FEB31SPXC@1120
0 BHF4U7P51
Premium at Maturity
2031-02-24
CALL OPTION
FEB26RTYC@2900
JAN31SPXC@1120
0 BHF4U7U55
Premium at Maturity
2031-01-21 .........
CALL OPTION
FEB26RTYC@2900
MAR31SPXC@104
00 BHF4WRRBO
Premium at Maturity
2031-03-24
CALL OPTION
FEB26RTYC@2900
FEB31SPXC@1080
0 BHF4WS100
Premium at Maturity
2031-02-24

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

JPMORGAN
CHASE BANK
NA

7HB6GLXDRUGQFU
57RNE97

JPMORGAN
CHASE BANK
NA. ...

7HB6GLXDRUGQFU
. 57RNE97 ....

BANK OF
AMERICA NA ...

B4TYDEB6GKMZO
031MB27

BANK OF
AMERICA NA ...

B4TYDEB6GKMZO
031MB27

03/27/2026

03/27/2026

03/27/2026

03/27/2026

02/20/2025

03/21/2025

05/15/2026

05/15/2026

05/15/2026

10/20/2028

01/17/2031

03/21/2031

........ 487,296

........ 513,422

149,506

...... 1,822,688

...... 1,534,848

...... 1,960,920

...... 1,324,836

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

........... 11200

........... 10400

........... 10800

(133,319

(136,059

(136,059

(28,791

(19,204

(38,340

(64,013

(33,948

. |0005

CALL OPTION

FEB26RTYC@2900
FEB31SPXC@1120
002/21/2031
11200 CALL
BHF4YDH87

Index Linked
Annuities

JPMORGAN
CHASE BANK
NA

7HBGLXDRUGQFU
57RNE97

...... 1,582,560
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
CALL OPTION

FEB26RTYC@2900

FEB31SPXC@1120

0 02/21/2031 JPMORGAN

11200 CALL Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |04/11/2025|02/21/2031

BHF4YDHS7 ........ Annuities ............. Exh 5 ....... Xeorererararenn NA. e 57RNEO7 oo fvveee e o 141]...... 1,582,560]........... 11200]......... [GICHT:) RO [0] SS of....... (33,068) .vcvevens |oree (33,068).......... P2 £10) 0] USSR [o] SS (0] USSR [o] 0005 ..........
CALL OPTION

FEB26RTYC@2900

MAR31SPXC@108

00 03/21/2031 MORGAN

10800 CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/11/2025|03/21/2031

BHF4YDLAT ........ Annuities INTL. PLC ........ F3BB653 ....cvvves |orrenne rveeee e 172 1,855,224 . 10005 ..
CALL OPTION

FEB26RTYC@2900

MAR31SPXC@104

00 03/21/2031 MORGAN

10400 CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/11/2025|03/21/2031

BHF4YDLCS3 ........ Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveene e 301]...... 3,129,568|........... 10400|....... (34,008)............. (7.7 N 0f..... (102,091)A......... |..... (102,091)........ 10,672 v (0] SRS 21 R (0] USSR [o] 0005 ..........
CALL OPTION

FEB26RTYC@2900

MAR31SPXC@184

00 03/21/2031

18400 CALL Index Linked Equity/Inde ROMUWSFPUSMP |04/17/2025|03/21/2031

BHF4YTMK9 ........ Annuities ............. Exh5....... Xeorrvrraranans BNP PARIBAS .. RO8K5P83 ....cocoe. |vcecee oveee oo 367]......6,743,968|........... 18400|............... [ T [o] TR 0f........ [CRLTY L (4,955)............ (L0 (0] O [o] TR (o] O o] I 0005 ..........
CALL OPTION

FEB26RTYC@2900

APR31SPXC@1000

0 04/18/2031

10000 CALL Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |04/25/2025|04/18/2031

BHF4ZA4UT ........ Annuities ............. Exh5....... D SO AMERICANA ... 031MB27 .......cc.oo. o s il 172]...... 1,720,300|........... 10000|....... (28,537)............. (19 0f....... (70,991 e s (70,991)........ 10,960]|................ (0] SRR J£:] AT (0] SRR (V] RPN 0005 ..........
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
FEB26RTYC@2900
APR31SPXC@1000
0 04/18/2031
10000 CALL
BHF4ZA4U7
CALL OPTION
FEB26RTYC@2900
APR31SPXC@9600
04/18/2031 9600.
CALL BHF4ZPCA9

CALL OPTION
FEB26RTYC@2900
APR31SPXC@9200
04/18/2031 9200.
CALL BHF4ZPCB7
CALL OPTION
FEB26RTYC@2900
APR31SPXC@1040
0 04/18/2031
10400 CALL
BHF50M881

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

BANK OF
AMERICA NA ...

B4TYDEB6GKMZO
031MB27

ROMUWSFPU8MP

BNP PARIBAS .. RO8K5P83

ROMUWSFPU8MP

BNP PARIBAS .. RO8K5P83

NOMURA

GLOBAL

FINANCIAL

PRODUCTS INC  0Z3VO5H2G7GRS0
5BHJ91

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/20/2028

........ 487,296

........ 513,422

149,506

...... 1,720,300

...... 1,321,056

...... 1,225,532

...... 1,251,640

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

........... 10000

........... 10400

(133,319

(136,059

(136,059

(28,791

(19,204

(70,991

CALL OPTION
FEB26RTYC@2900
MAY31SPXC@100
00 05/16/2031
10000 CALL
BHF51XR51

Index Linked
Annuities

BANK OF
AMERICA NA ...

B4TYDEB6GKMZO
031MB27

...... 1,323,700

........... 10000




91903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
FEB26RTYC@2900
MAY31SPXC@100
00 05/16/2031
10000 CALL
BHF51XR51
CALL OPTION
FEB26RTYC@2900
MAY31SPXC@140
00 05/16/2031
14000 CALL
BHF52H8Y3
CALL OPTION
FEB26RTYC@2900
MAY31SPXC@108
00 05/16/2031
10800 CALL
BHF53T4S3
CALL OPTION
FEB26RTYC@2900
JUN31SPXC@1080
0 06/20/2031
10800 CALL
BHF53T4W4

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

BANK OF
AMERICA NA ...

B4TYDEB6GKMZO
031MB27

ROMUWSFPU8MP

BNP PARIBAS .. RO8K5P83 ..

BARCLAYS
BANKPLC .......

G5GSEF7VJP5I70
UK5573

BARCLAYS
BANKPLC .......

G5GSEF7VJP5I70
UK5573

03/27/2026

03/27/2026

03/27/2026

03/27/2026

06/04/2025

06/20/2025

05/15/2026

05/15/2026

05/15/2026

10/20/2028

05/16/2031

05/16/2031

........ 487,296

........ 513,422

149,506

...... 1,323,700

...... 1,936,900

...... 1,382,724

...... 1,314,468

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

........... 10000

........... 10800

........... 10800

(133,319

(136,059

(136,059

....... (28,791

....... (19,204

....... (56,355

....... (40,097

....... (40,054

. |0005

CALL OPTION

FEB26RTYC@2900
JUN31SPXC@1480
0 06/20/2031
14800 CALL
BHF553Q13

Index Linked
Annuities

ROMUWSFPU8MP

BNP PARIBAS .. RO8K5P83

...... 2,040,772
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
CALL OPTION
FEB26RTYC@2900
JUN31SPXC@1480
0 06/20/2031
14800 CALL
BHF553Q13
CALL OPTION
FEB26RTYC@2900
JUN31SPXC@1080
0 06/20/2031
10800 CALL
BHF55U4C3
CALL OPTION
FEB26RTYC@2900
JUN31SPXC@1120
0 06/20/2031
11200 CALL
BHF56JZ2Z2
CALL OPTION
FEB26RTYC@2900
JUL31SPXC@1120
007/18/2031
11200 CALL
BHF5790K4

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC ........ F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN

BB6K528

ROMUWSFPU8MP

BNP PARIBAS .. RO8K5P83

BANK OF
AMERICA NA ...

B4TYDEB6GKMZO
031MB27 ....

BANK OF
AMERICA NA ...

B4TYDEB6GKMZO
031MB27

ROMUWSFPU8MP

BNP PARIBAS .. RO8K5P83

03/27/2026

03/27/2026

03/27/2026

03/27/2026

07/10/2025

07/16/2025

05/15/2026

05/15/2026

05/15/2026

10/20/2028

06/20/2031

06/20/2031

........ 487,296

........ 513,422

149,506

...... 2,040,772

...... 1,309,716

...... 1,455,328

...... 1,862,336

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

........... 11200

........... 11200

(133,319

(136,059

(136,059

....... (28,791

....... (19,204

....... (36,773

....... (49,032

. |0005

CALL OPTION

FEB26RTYC@2900
JUL31SPXC@1560
007/18/2031
15600 CALL
BHF5A1DU1

Index Linked
Annuities

BARCLAYS
BANKPLC .......

G5GSEF7VJP5I70
UK5573

...... 1,893,684
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
CALL OPTION

FEB26RTYC@2900

JUL31SPXC@1560

0 07/18/2031

15600 CALL Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (08/20/2025(07/18/2031

BHF5A1DU1 ........ Annuities ............. Exh 5 ....... Xeorererararenn BANK PLC ....... UKS573 oovereeces foveeee oevene e 121]...... 1,893,684(........... 15600]|......... [CIRLE:) [0] SS (0] O (6,990) ..cvven e (6,990)............ G174 T 0] USSR [o] SS (0] USSR [o] 0005 ..........
CALL OPTION

FEB26RTYC@2900

AUG31SPXC@176

00 08/15/2031 JPMORGAN

17600 CALL Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |08/27/2025|08/15/2031

BHF5ARF57 ........ Annuities NA. ... ... B7RNE97 .... . rveiee e 175 3,078,944 . 10005 ..
CALL OPTION

FEB26RTYC@2900

AUG31SPXC@120

00 08/15/2031 JPMORGAN

12000 CALL Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |08/27/2025|08/15/2031

BHF5ARF65 ........ Annuities ............. Exh 5 ....... Xeorererararenn NA. e, 57RNEO7 oo fvveeee e o 185|......2,215,320)........... 12000]....... (21,801 ). [0] SS of....... (42,328) e |oree (42,328).......... 3,221 e 0] USSR [o] SS (0] USSR [o] 0005 ..........
CALL OPTION

FEB26RTYC@2900

AUG31SPXC@124

00 08/15/2031 JPMORGAN

12400 CALL Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |08/27/2025|08/15/2031

BHF5ARF73 ........ Annuities ............. Exh5....... Xeorrvrraranans NA. i 57RNEO7 oovoveees v e oo, 146]...... 1,813,748|........... 12400]....... (13,378).ccvcvcrcnnns [o] TR 0f...... (28,978) .cecvc. |ovanen. (28,978).......... ) (0] O [o] TR (o] O o] I 0005 ..........
CALL OPTION

APR31SPX C @

17600 04/18/2031

17600. CALL Index Linked Equity/Inde | BANK OF B4TYDEBB6GKMZO |10/30/2025|04/18/2031

BHF5HJY40 ......... | Annuities X. AMERICANA ... 031MB27 ..ccceovvves |oeeevee oveeeee o 176 3,100,944|...........17600 ......... (2,084)...c.coerrereces O oo Ofecreee i (3,612 e oo (B,612) (367 e O oo O O O 0005 ..




61903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
CALL OPTION

APR31SPX C @
17600 04/18/2031

17600. CALL Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |10/30/2025|04/18/2031

BHF5HJY40 ......... Annuities ............. Exh 5 ....... Xewrereenennens AMERICA NA ... 031MB27 ............. R RRUOUR F 176|...... 3,100,944|........... 17600......... (2,084)....coeieenne [0] S o] (3,612

CALL OPTION

OCT31SPXC@120 GOLDMAN

00 10/17/2031 SACHS

12000. CALL Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |11/06/2025|10/17/2031

BHF5J6203 ......... Annuities ............. Exh5 ....... Xewrvrrerennens | I BBBK528 ...ooveveiee fovevee e e 122]...... 1,466,760|........... 12000|....... (18,999)....c.cvevrnes (0] IS (o] N (30,903) .vcvenen |orenne (30,903).......... L2174 (0] S (0] S (0] S (o] [P 0005 ..........

CALL OPTION

JAN32SPXC@1200 | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |02/05/2026|01/16/2032

0 BHF5S5EZ1 ...... Annuities ............. Exh 5 ....... Xewrereenennens AMERICANA ... 031MB27 .oocvvvvens foveeee e i 123|..... 1,471,440)........... 12000 ..veveeennne (o] B (26,885).....cveennene (o] B (35,539) .uevenens forrene (35,539)......... [CHCIT:S (0] [0] S (0] S (o] [P 0005 ..........
GOLDMAN

CALL OPTION SACHS

JAN32SPXC@8400 | Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|01/16/2032

BHF5WSWX1 ...... Annuities ............. Exh 5 ....... Xevrereenennens | I BBBK528 .vvvevrien fovceee e e 123|..... 1,036,812|..c.cecuee 8400..ceereenene of..... (119,841 ). of..... (128,942) .o fonnen (128,942)......... (9,101 ). cveveviee (0] [0] S (0] S (o] [P 0005 ..........
GOLDMAN

CALL OPTION SACHS

MAR32SPXC@840 |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |03/27/2026|03/19/2032

0 BHF5SWTA54 ..... Annuities ............. Exh 5 ....... Xewreraneseans Lo, BB6K528 .oovvvoviee |ovieee weeee v 162]...... 1,363,068)............ 8400|...ciiinene 0f..... (164,340).....cccvenens 0f..... (176,813) c.coveeeee fonee (176,813)....... (12,473).cciinnne (o] SRR (o) SRR (o] R [o] IFTRVIN 0005 ..........

0649999999. Subtotal - written options - hedging other - call options and warrants (638,941 (311,264 0| (1,757,736) XXX (1,757,733 113,952 0 195 0 0] XXX XXX

PUT OPTION

OCT26SPXP@2664

BHF3WS7T3 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|10/16/2026

2026-10-20 .......... Annuities ............. Exh5....... D SO INTL.PLC ........ F3BB653 ...cceeeeee |oeeeeeee s 3,186|...... 8,487,504(............ 2664|..... (270,782)......... (2,015)...cuiienns Ofeueenes (9,964 .eeeeis [, (9,964)......... [CREISI®) R Ofecuvenens 2,015} (0] SRR (V] RPN 0005 ..........




0S1'903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION

OCT26SPXP@2664

BHF3WS7T3 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|10/16/2026

2026-10-20 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 ............. B S 3,186|......8,487,504|............ 2664|..... (270,782)......... [PXILT) U (0] S [CRTT5 L (9,964)......... (3,359) v 0] AR 2,015] e (0] AR of ..

PUT OPTION

OCT28SPXP@2985

BHF3WS7Y2 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|10/20/2028

2028-10-24 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 ..ooveveveves foeveeee oo i 3,656|....10,913,160]............ 2085|..... (653,074)............ [CR10) A 0f..... (190,126)A........ |..... (190,126)....... (47,637 0] AU F-310] A (0] USSR [o] 0005 ..........
PUT OPTION

JUL26SPXP@2506

BHF3WS847 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/17/2026

2026-07-21 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .oovvvvieies foevevee e foie 3,288|......8,239,728............ 2506|..... (212,782)......... [GIE:110) IS (0] S (1,195) A o (1,196)-.vcvevennnne Va4 P 0] AR 1,811 [ (0] AR [o] 0005 ..........
PUT OPTION

APR27SPXP@3156

BHF3WS870 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/16/2027

2027-04-20 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 ..ooveveveves foeveeee oo i 4,176/....13,179,456|............ 3156]..... (684,194)......... [CI2:10) I 0f..... (110,524)A......... |..... (110,524)....... (35,821).ecererreene. 0] AU 3,286....cucunenn (0] USSR [o] 0005 ..........
PUT OPTION

JAN27SPXP@2927

BHF3WS888 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|01/15/2027

2027-01-20 .......... Annuities ............. Exh5....... Xevrroressanans INTL. PLC ........ F3BB653 .oovvviee foonenne feweweeee o 3,505)....10,259,135|............ 2927|..... (431,064)......... [CXL:) R of...... (40,351) A |ovanee (40,351)....... (13,996)................ o] O 2,628 (0] O [o] IS 0005 ..........
PUT OPTION

APR26SPXP@2196

BHF3WS8K1 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/17/2026

2026-04-21 .......... Annuities ............. Exh5....... D SO INTL.PLC ........ F3BB653 ...cceeeeee |oeeeeeee s 3,746|...... 8,226,216|............ 2196]|..... (146,506)......... (QRCKIC) R (0] SRR 348 | i e 348 L[] IO Ofecuvenens 1,335 (0] SRR (V] RPN 0005 ..........




1G1°903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION

APR26SPXP@2196

BHF3WS8K1 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/17/2026

2026-04-21 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 ............. B S 3,746|......8,226,216............ 2196|..... (146,506)......... (1,336) e 0] S 348 (A [ 348 LRTC] O 0] AR 1,335 (0] AR of ..

PUT OPTION

OCT27SPXP@3710

BHF3WS8W5 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|10/15/2027

2027-10-19 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 ..ooveveveves foeveeee oo i 3,296|....12,228,160|............ 3710|..... (949,771)......... (2,664)................ 0f..... (220,218)A......... |..... (220,218)....... (30,986)................ 0] AU 2,664 ... (0] USSR [o] 0005 ..........
PUT OPTION

JUL27SPXP@3448

BHF3WS904 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/16/2027

2027-07-20 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .oovvvvieies foevevee e foie 3,799|....13,098,952|............ 3448|..... (849,268)......... (3,273) v 0f..... (177,039 ~......... |..... (177,039)....... (29,965).......cunv. 0] AR 3,274 ] e (0] AR [o] 0005 ..........
PUT OPTION

APR28SPXP@3480

BHF3WS912 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/21/2028

2028-04-25 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 ..ooveveveves foeveeee oo i 3,899|....13,568,520|............ 3480]..... (993,216)......... [GIR10) 0f..... (304,895)~......... |..... (304,894)....... (40,919)....cvveenen. 0] AU 1,730 v (0] USSR [o] 0005 ..........
PUT OPTION

JUL26SPXP@3870

BHF3WS938 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/17/2026

2026-07-21 .......... Annuities ............. Exh5....... Xevrroressanans INTL. PLC ........ F3BB653 .oovvaee |ovnee v e 363]...... 1,404,810]............ 3870]....... (95,247 )...c0cvnnne (D T 0f........ (4,576) v foreenne (4,575). 00 (7] o] O 811 |, (0] O [o] IS 0005 ..........
PUT OPTION

JUL28SPXP@3210

BHF3WS9D6 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/21/2028

2028-07-25 .......... Annuities ............. Exh5....... D SO INTL.PLC ........ F3BB653 ...cceeeeee |oeeeeeee s 3,832|....12,300,720|............ 3210|..... (805,005])......... (1,166)...uveeeennnns 0f..... (261,688)......... |..... (261,687)....... (59,369).......0cennn. Ofecuvenens 1,166 ....ceeeeennns (0] SRR (V] RPN 0005 ..........




¢s1'903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION

JUL28SPXP@3210

BHF3WS9D6 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/21/2028

2028-07-25 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 ............. B S 3,832/....12,300,720............ 3210]..... (805,005)......... (1,166)- v 0f..... (261,688)*......... |..... (261,687)....... (59,369)....cvennen 0] AR 1,166 [voveeen (0] AR of ..

PUT OPTION

JAN29SPXP@3073

BHF3WS9G9 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|01/19/2029

2029-01-23 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 ..ooveveveves foeveeee oo i 2,918|......8,967,014|............ 3073]..... (580,191)............ (G753 - 0f..... (190,282)A......... |..... (190,282)....... (48,314)..ccvrnnnn. 0] AU 624 ... (0] USSR [o] 0005 ..........
PUT OPTION

MAY26RTYP@1078

BHF3WS9K0 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|05/15/2026

2026-05-19 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .oovvvvieies foevevee e foie 1,378/...... 1,485,484(............ 1078/....... (42,957 )..vcvevnens [GcE:15) A (0] SN (74 L R L34 208 0] AR 386 (0] AR [o] 0005 ..........
PUT OPTION

APR29SPXP@3148

BHF3WS9P9 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/20/2029

2029-04-24 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 ..ooveveveves foeveeee oo i 3,708|....11,672,784|............ 3148|..... (814,525)............ (762)eererereee. 0f..... (296,944)~......... |..... (296,945)....... (75,911 0] AU K] (0] USSR [o] 0005 ..........
PUT OPTION

MAY27RTYP@1838

BHF3WS9Y0 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|05/21/2027

2027-05-25 .......... Annuities ............. Exh5....... Xevrroressanans INTL. PLC ........ F3BB653 .oovvviee foonenne feweweeee o 1,373......2,523,574]|............ 1838|..... (318,831)......... (1,409)....oovcnnne of...... (89,015) A v |ovevee (89,015)....... (13,520)....0ccnnnen. o] O 1,409 (0] O [o] IS 0005 ..........
PUT OPTION

APR26SPXP@3534

BHF3WSA36 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/17/2026

2026-04-21 .......... Annuities ............. Exh5....... D SO INTL.PLC ........ F3BB6S53 ....coeeeeet |oeveeeee e 289]|...... 1,021,326............ 3534|....... (49,852)............ (455).....cuuneee. (0] SRR 45| M 46 .. 881, (0] ST 454 ..l (0] SRR (V] RPN 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION

APR26SPXP@3534

BHF3WSA36 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|04/17/2026

2026-04-21 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 ............. B [P IO 289|...... 1,021,326]............ 3534...... (49,852)......v... (455).0cuirenen (0] S A5 (A [ LTC] R 881 [ 0] AR 454 (0] AR of ..

PUT OPTION

DEC26RTYP@1518

BHF3WSA69 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|12/18/2026

2026-12-22 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveene e 898|...... 1,363,164]............ 1518|..... (109,878)............ [CA15) of....... IGLT: 74 A (16,688)......... (2,590)......cocvmne 0] AU 414 (0] USSR [o] 0005 ..........
PUT OPTION

JUL29SPXP@3429

BHF3WSAC6 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|07/20/2029

2029-07-24 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .oovvvvieies foevevee e foie 3,610]....12,378,690]............ 3429...(1,015,697)............ [GLT) A 0f.... (414,626)*......... |..... (414,626)....... (75,934)..c.ccvnenen 0] AR 855 (0] AR [o] 0005 ..........
PUT OPTION

JAN28SPXP@3809

BHF3WSAG7 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|01/21/2028

2028-01-25 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 ..ooveveveves foeveeee oo i 3,057|....11,644,113|............ 3809]..... (978,301)......... (2,104)....ocvnee 0f..... (259,412)A......... |..... (259,412)....... (33,583)..c.crrnnne 0] AU 107 R (0] USSR [o] 0005 ..........
PUT OPTION

MAY26RTYP@1600)

BHF3WSAR3 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|05/15/2026

2026-05-19 .......... Annuities ............. Exh5....... Xevrroressanans INTL. PLC ........ F3BB653 .oovvaee |ovnee v e 406]|........ 649,600]............ 1600]....... (44,220)............ (397 (o] T [CRI0) A RO [CK0) 9650 o] O 397 |, (0] O [o] IS 0005 ..........
PUT OPTION

MAY28RTYP@1571

BHF3WSAZ5 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|05/19/2028

2028-05-23 .......... Annuities ............. Exh5....... D SO INTL.PLC ........ F3BB653 ...cceeeeee |oeeeeeee s 1,571]...... 2,468,041|............ 1571|..... (244,720)............ (401 ). 0f....... (98,7190 M s (98,719)....... (14,912).....coeeeeee. (0] ST 401 [, (0] SRR (V] RPN 0005 ..........




617903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
PUT OPTION
MAY28RTYP@1571
BHF3WSAZ5
Premium at Maturity
2028-05-23
PUT OPTION
NOV28RTYP@143
2 BHF3WSB84
Premium at Maturity
2028-11-21
PUT OPTION
JUN29RTYP@1497
BHF3WSBH4
Premium at Maturity
2029-06-20
PUT OPTION
JUN29MXEAP@16
84 BHF3WSBS0
Premium at Maturity
2029-06-20
PUT OPTION
NOV27RTYP@186
5 BHF3WSBW1
Premium at Maturity
2027-11-23

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

03/27/2026

03/27/2026

03/27/2026

10/02/2023

10/02/2023

05/15/2026

05/15/2026

05/15/2026

10/20/2028

05/19/2028

11/17/2028

......... 1,

......... 1

......... 1

571

,502

,885

...... 2

...... 2

...... 1

...... 2

487,296

513,422

149,506

,150,864

,821,845

461,712

,702,385

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

(244,720

(187,706

(276,563

(126,010

(350,263

(133,319

(136,059

....... (50,771

(130,513

(136,059

....... (28,791

PUT OPTION
MAY26MXEAP@13
70 BHF3WSBZ4
Premium at Maturity
2026-05-19

Index Linked
Annuities

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

954,890

....... (30,058




661903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
PUT OPTION
MAY26MXEAP@13
70 BHF3WSBZ4
Premium at Maturity
2026-05-19
PUT OPTION
MAY28MXEAP@16
44 BHF3WSCF7
Premium at Maturity
2028-05-23
PUT OPTION
MAY27MXEAP@18
48 BHF3WSCK6
Premium at Maturity
2027-05-25
PUT OPTION
NOV28MXEAP@15
08 BHF3WSCL4
Premium at Maturity
2028-11-21
PUT OPTION
DEC26MXEAP@16
40 BHF3WSCT7
Premium at Maturity
2026-12-22

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

03/27/2026

03/27/2026

03/27/2026

03/27/2026

10/02/2023

10/02/2023

05/15/2026

05/15/2026

05/15/2026

10/20/2028

05/15/2026

05/19/2028

...... 1

...... 1

...... 1

487,296

513,422

149,506

954,890

,453,296

,951,488

,016,392

905,280

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

(133,319

(136,059

(136,059

....... (28,791

....... (19,204

PUT OPTION
MAY26MXEAP@18
48 BHF3WSD09
Premium at Maturity
2026-05-19

Index Linked
Annuities

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

354,816




961903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION

MAY26MXEAC@20

96 05/15/2026

2096. CALL

BHF5X6HG2; CALL

OPTION

MAY26MXEAC@29

80 05/15/2026 MORGAN

2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740)....cveveeeee Ofci [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION

MAY26MXEAC@24

96 05/15/2026

2496. CALL

BHF5X6HHO; CALL

OPTION

MAY26MXEAC@27

43 05/15/2026 MORGAN

2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveveveeieens Ofrriiciie [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION

MAY26MXEAC@22

48 05/15/2026

2248. CALL

BHF5X6HK3; CALL

OPTION

MAY26MXEAC@28

20 05/15/2026 MORGAN

2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200)-...vevereeens Ofriiie [o] SS 0] ST 262| o 0005 ..........
CALL OPTION

OCT28SPXC@672

6 10/20/2028 6726.

CALL BHF5X6SL9;

CALL OPTION

OCT28SPXC@835

9 10/20/2028 8359.

CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... (3,870)-.ccvevereeens Ofriie [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION

MAY26MXEAP@18

48 BHF3WSD09 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|05/15/2026

2026-05-19 .......... Annuities ............. Exh 5 ....... Xewrereenennens INTL. PLC ........ F3BB653 .vvvvees fovvee oeverne e 192} 354,816]............ 1848|....... (24,548)............ [P210) A (0] IR [PLT0) LS R [PL10) R (051 USRI 1| RSN 220 (i (0] AR 0| .

PUT OPTION

NOV27MXEAP@19

37 BHF3WSD41 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |10/02/2023|11/19/2027

2027-11-23 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 ..ooveveveves foeveeee oo i 1,019]...... 1,973,803............ 1937|..... (182,661 )............ (464)....connnn. of....... (52,063) A v (52,063)....... (17,764)....ccocveecee O 464 ... (0] USSR [o] 0005 ..........
PUT OPTION MORGAN

NOV29RTYP@151 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |02/23/2024|11/16/2029

5 BHF44WOES ..... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .oovvvvives foeveene foreeeeee forve 1,420/......2,151,300]............ 1515|..... (142,000).....c0cvevenne [o] PSSR 0. (113,914) e oo (113,914)....... (16,108)....cveveveees O [o] PSS (0] AR [o] 0005 ..........
PUT OPTION JPMORGAN

NOV29SPXP@3465| Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |02/23/2024|11/16/2029

BHF44WOWS3 ....... Annuities ............. Exh 5 ....... Xeorererararenn NA. e S57TRNEO7 oo foveveeee Joveeee e 5,131|....17,778,915|............ 3465]..... (914,344)................ [0] SS 0f..... (651,635) ..cccvvuve |onn (651,635)..... (128,802).....cevevevee O [o] SS (0] USSR [o] 0005 ..........
PUT OPTION MORGAN

NOV26MXEAP@18 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |02/23/2024|11/20/2026

21 BHF44WOY9 ... |Annuities INTL. PLC ........ F3BB653 ...covvvenes |oeenene 196,668 ...(1,642)... ... (1,642)...

PUT OPTION JPMORGAN

NOV26SPXP@3901|Index Linked Equity/Inde [ CHASE BANK ~ 7HBGLXDRUGQFU |02/23/2024|11/20/2026

BHF44W136 ........ Annuities ............. Exh 5 ....... Xeorererararenn NA. e S57RNEO7 oo fvveee e oo 479]...... 1,868,579|............ 3901|....... (61,391 )..verercrnnne [0] SS of....... (16,110) eveveees |oree (16,110)......... (2,185)-cvevevereeens Ofiie [o] SS (0] USSR [o] 0005 ..........
PUT OPTION MORGAN

NOV26RTYP@158 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |02/23/2024|11/20/2026

9 BHF44W144 ..... Annuities ............. Exh5....... Xevrroressanans INTL. PLC ........ F3BB653 .oovvaee |ovnee v e 315[........ 500,535]............ 1589]....... (26,934)...c0cvcvinnnns (o] OTT 0f........ [(REE) P S (6,113)..0eeee (€23 Y o | B (o] TR (0] O [o] IS 0005 ..........
PUT OPTION MORGAN

NOV29MXEAP@16 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |02/23/2024|11/16/2029

76 BHF44W151 .... | Annuities ............. Exh5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres foveee oevene e 639]...... 1,070,964(............ 1676|....... (57,662).....c0crevnene [0] EUS of....... (40,137 e | (40,137)....... (12,067)..cveveveeeees O [0] EUS [0] AU [o] RS 0005 ..........




261903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN
OCT28SPXP@5841 SACHS
10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /
PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION MORGAN
NOV29MXEAP@16 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |02/23/2024|11/16/2029
76 BHF44W151 .... | Annuities ............. Exh 5 ....... Xewrrvrerennenn INTL. PLC ........ F3BB653 .vovvvees fovvee oeverne e 639]...... 1,070,964............ 1676/....... (57,662)...vcvevernnne [o] PSSR 0f...... (40,137 v o (40,137)....... (12,067 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION JPMORGAN
FEB27SPXP@4345 | Index Linked Equity/Inde [ CHASE BANK ~ 7HBGLXDRUGQFU |04/15/2024|02/19/2027
BHF47UTES ........ Annuities ............. Exh 5 ....... Xeorererararenn NA. e 57RNEO7 oo fvveee e o 351]...... 1,525,095|............ 4345|....... (75,384)....c0cvcreunnne [0] SS of....... (23,450 .cvcveees |oree (23,450)......... (4,199)....cocvrnen 0] USSR [o] SS (0] USSR [o] 0005 ..........
GOLDMAN
PUT OPTION SACHS
FEB27MXEAP@19 |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |04/15/2024|02/19/2027
92 BHF47UTJ2 ..... Annuities ............. Exh 5 ....... Xeorererararenn | IR BBOK528 ..ocvvevever. foveee oo e L] — 105,576............ 1992|......... (5,219 vveveernnen. [0] SS (0] O (1,686) cvcvveea foernnn (1,686)............ (704)...ornne. 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION MORGAN
FEB30RTYP@1672 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/15/2024|02/15/2030
BHF47UTK9 ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .oovvvvives foeveene foreeeeee forve 1,035...... 1,730,520|............ 1672..... (143,718).cvcvercrennnne [o] PSSR 0f..... (110,990) ..cvvnees forve (110,990)....... (14,401)..covrennnen. 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION JPMORGAN
FEB30SPXP@3888 | Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |04/15/2024|02/15/2030
BHF47UTUY ........ Annuities ............. Exh 5 ....... Xeorererararenn NA. e S57TRNEO7 oo foveveeee Joveeee e 4,010/....15,590,880|............ 3888|..... (945,102)................ [0] SS 0f..... (704,086)........... |..... (704,086)..... (134,415).....cuceen. 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION MORGAN
FEB27RTYP@1776 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/15/2024|02/19/2027
BHF47UTV5 ....... Annuities INTL. PLC ........ F3BB653 ...covvvenes |oeenene e 294,816 ..(21,333 . (7,477)... (T 4TT)...
GOLDMAN
PUT OPTION SACHS
FEB30MXEAP@18 |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |04/15/2024(02/15/2030
76 BHF47UTX1 .... | Annuities ............. Exh 5 ....... Xevrrvrenennenn IR BBBK528 .vcvvevee fovvee e e 529/........ 992,404............ 1876|....... (64,808).....cvvernene [o] PSSR 0f...... (47,437 e | (47,437)....... (13,514).cvrennen 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION
APR27SPXP@4448|Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [06/05/2024(04/16/2027
BHF4B1YB2......... Annuities BANKPLC ....... UK5573 ... . e 684,992 . |0005 ..
PUT OPTION
APR30SPXP@3993| Index Linked Equity/Inde |BARCLAYS G5GSEF7VJP5I70 |06/05/2024)|04/18/2030
BHF4B1YK2 ........ Annuities X. BANK PLC ....... UK5573 ... O O A R 1,441...... 5,753,913).....00... 3993 ... (351,633).cvcveeieiee Ol O (77,717 s oo Q77,717 ) (53,284 ) O O O O 0005 ..
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........

PUT OPTION

APR30SPXP@3993| Index Linked Equity/Inde |BARCLAYS G5GSEF7VJP5I70 |06/05/2024)|04/18/2030

BHF4B1YK2 ........ Annuities ............. Exh 5 ....... Xewrrvrerennenn BANK PLC ....... UKS573 covevveeens foeveeee oo o 1,441...... 5,753,913.c.cucuun. 3993..... (351,633)....cccvveenes [o] PSSR Ofoe Q77,717) v o (277,717)....... (53,284)....ccennen 0] ARSI [o] PSS (0] AR [o] 0005 ..........
GOLDMAN

PUT OPTION SACHS

MAY30SPXP@4098| Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |06/21/2024(05/17/2030

BHF4C20EQ ......... Annuities ............. Exh 5 ....... Xevrrvrenennenn IR BBBK528 .vcvcvvvns foeveene e [ 1,316/......5,392,968|............ 4098|..... (298,329)......c.c.c.... [o] PSSR 0f.... (273,811) e o (273,811)....... (53,178).cvvennen 0] ARSI [o] PSS (0] AR [o] 0005 ..........

PUT OPTION JPMORGAN

MAY27SPXP@4532| Index Linked Equity/Inde [ CHASE BANK ~ 7HBGLXDRUGQFU |06/21/2024|05/21/2027

BHF4C20F7 ......... Annuities ............. Exh 5 ....... Xeorererararenn NA. e 57RNEO7 oo fvveeee e o 128]........ 580,096|............ 4532|....... (23,393)...vevercnnnne [0] SS of....... (12,276 cvceeees |oree (12,276)......... (2,095)....cccucunee 0] USSR [o] SS (0] USSR [o] 0005 ..........

PUT OPTION MORGAN

MAY27MXEAP@20 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |07/23/2024|05/21/2027

17 BHF4EQE16 .... |Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .oovvvees fovvee o o (] - 141,190|........... 2017 (6,355)vcvcnennnne [o] PSSR (0] S (2,995) cecvreree e (2,995)......... (1,118 0] ARSI [o] PSS (0] AR [o] 0005 ..........

PUT OPTION MORGAN

MAY30MXEAP@18 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |07/23/2024|05/17/2030

77 BHF4E9EQQ .... |Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveene e 431|........ 808,987|............ 1877|....... (49,484).....cocvcuennn. [0] SS of....... (40,533 .cecvers |orene (40,533)....... (11,443).ccccnrne. 0] USSR [o] SS (0] USSR [o] 0005 ..........

PUT OPTION JPMORGAN

MAY27RTYP@1767| Index Linked Equity/Inde [ CHASE BANK ~ 7H6GLXDRUGQFU |07/22/2024|05/21/2027

BHF4E9EGS3 ........ Annuities . NA. ... ... 57RNE97 .... . e 544,236

PUT OPTION JPMORGAN

MAY30RTYP@1652| Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |07/22/2024|05/17/2030

BHF4E9ENS ........ Annuities ............. Exh 5 ....... Xeorererararenn NA. e S57TRNEO7 oo foeveeee oveeee e 1,070]...... 1,767,640|............ 1652|..... (127,330)...c0cvevnene [0] SS 0f..... (113,969) ...covvet | (113,969)....... (14,209)................ 0] USSR [o] SS (0] USSR [o] 0005 ..........

PUT OPTION MORGAN

JUN30SPXP@4287 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |07/22/2024|06/20/2030

BHF4E9EQ1 ........ Annuities ............. Exh5....... Xevrroressanans INTL. PLC ........ F3BB653 .oovvviee foonenne feweweeee o 1,211]...... 5,191,557 |...c0cunee 4287|..... (341,638).....c0cnvnvn. (o] OTT 0f.... (285,238)......cccc. | (285,238)....... (54,423)....0ccvnnen. (0] O (o] TR (0] O [o] IS 0005 ..........

PUT OPTION MORGAN

JUN27SPXP@4661 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |07/22/2024|06/17/2027

BHF4E9EU2 ........ Annuities ............. Exh5....... D ORI INTL. PLC ........ F3BB6S53 ....coeeeeet |oeeeeeee e 126|........ 587,286............ 4661]....... (25,865)........uueeeeen [0 R 0f....... (14,187) v | (14,187)......... (2,496).....cceennnes (0] ST (0] S (0] SRR (V] RPN 0005 ..........




651903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN
OCT28SPXP@5841 SACHS
10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /
PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION MORGAN
JUN27SPXP@4661 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |07/22/2024|06/17/2027
BHF4E9EU2 ........ Annuities ............. Exh 5 ....... Xewrrvrerennenn INTL. PLC ........ F3BB653 .vovvvees fovvee oeverne e 126]........ 587,286)............ 4661|....... (25,865)....0cveverenene [o] PSSR 0f...... (14,187 e |oonen (14,187)......... (2,496)....cccvernne 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION JPMORGAN
JUL27SPXP@4751 |Index Linked Equity/Inde [ CHASE BANK  7H6GLXDRUGQFU |08/27/2024|07/16/2027
BHF4GHYF1 ....... Annuities ............. Exh 5 ....... Xeorererararenn NA. e 57RNEO7 oo fvveee e o 124|........ 589,124(............ 4751|....... (28,842).....c0cvuen [0] SS of....... (15,861 ) ccvvverenes |oree (15,861)......... (2,814)...cceeneee 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION JPMORGAN
JUL30SPXP@4372 |Index Linked Equity/Inde [ CHASE BANK ~ 7H6GLXDRUGQFU |08/27/2024|07/19/2030
BHF4GHYHT ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn NA. e S57RNED7 oo foeieeee e o 1,263......5,521,836|............ 4372|..... (383,826)......c.nc... [o] PSSR 0f..... (315,325) ccovreea o (315,325)....... (59,637)..cevvennen 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION JPMORGAN
AUG30SPXP@4200( Index Linked Equity/Inde [ CHASE BANK  7H6GLXDRUGQFU |09/24/2024|08/16/2030
BHF4HQ7PO ........ | Annuities NA. ... ... 57TRNE97 .... . e e 134 [ 562,884 (30,651)...
GOLDMAN
PUT OPTION SACHS
AUG27SPXP@4741 Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |09/25/2024|08/20/2027
BHF4J5Y74 ......... Annuities ............. Exh 5 ....... Xeorererararenn | IR BBOK528 ..vcvvvever |ovvee v e 100|........ 474,100............ 4741|....... (23,739)...vcvcrenen [0] SS of....... (13,438) e |oree (13,438)......... (2,270)....cvcvevee 0] USSR [o] SS (0] USSR [o] 0005 ..........
GOLDMAN
PUT OPTION SACHS
AUG30SPXP@4280| Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |09/25/2024|08/16/2030
BHF4J5Y82 ......... Annuities ............. Exh 5 ....... Xeorererararenn | IR BBOK528 ..vcvvvever |ovvee v e 983/......4,207,240|............ 4280|..... (279,469)................ [0] SS 0f..... (235,363) .........e. | (235,363)....... (44,862)................ 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION JPMORGAN
SEP30SPXP@4200 | Index Linked Equity/Inde [ CHASE BANK ~ 7H6GLXDRUGQFU |10/16/2024|09/20/2030
BHF4KFXT3 ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn NA. e 57RNED7 oovveeens [ e o 349]...... 1,465,044............ 4200]....... [CAC7E) - [o] PSSR 0f...... [GIONZ15) I R (80,746Y....... (15,491 ). 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION JPMORGAN
SEP30SPXP@4400 | Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU | 10/16/2024|09/20/2030
BHF4KSU35 ........ Annuities NA. ... ... 57TRNE97 .... . e 673,860 . |0005 ..
PUT OPTION
AUG30MXEAP@19 | Index Linked Equity/Inde | BANK OF B4TYDEBB6GKMZO |10/28/2024]08/16/2030
69 BHF4LG5S3 .... | Annuities X. AMERICANA ... 031MB27 ..ccceovvves |oevee e 669,460|............ 1969|....... (43,755)....ccceeeeces Ofcreriirice 0o (B7,670) v o (37,670, (10,298).vcveee Oeeceveeeees O O O 0005 ..
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........

PUT OPTION

AUG30MXEAP@19 | Index Linked Equity/Inde | BANK OF B4TYDEBB6GKMZO |10/28/2024]08/16/2030

69 BHF4LG5S3 .... |Annuities ............. Exh 5 ....... Xewrrvrerennenn AMERICANA ... 031MB27 .cccoevvvves fievvees v o 340(........ 669,460)............ 1969|....... (43,755).0cveverenenne [o] PSSR 0f...... (37,670) v |orne (37,670)....... (10,298)......cvnveven. 0] ARSI [o] PSS (0] AR [o] 0005 ..........

PUT OPTION

AUG27MXEAP@20 | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |10/28/2024|08/20/2027

78 BHF4LG5X2 .... | Annuities ............. Exh 5 ....... Xeorererararenn AMERICANA ... 031MB27 ..coccevvrs foevve e e 60]........ 124,680|............ 2078]......... (5,608).......c........ [0] SS (0] O (3,478) e e (3,478)......... (1,212 0] USSR [o] SS (0] USSR [o] 0005 ..........

PUT OPTION

AUG30RTYP@180 |Index Linked Equity/Inde | BANK OF B4TYDEBB6GKMZO |10/25/2024]08/16/2030

4 BHF4LGBAT ...... Annuities ............. Exh 5 ....... Xevrrvrenennenn AMERICANA ... 031MB27 .cccoevvvves foevees v e 699|...... 1,260,996|............ 1804/....... (98,454).....cveveurnnne [o] PSSR 0f...... (95,143) cecveen |orne (95,143)....... (10,825)......cenenen. 0] ARSI [o] PSS (0] AR [o] 0005 ..........

PUT OPTION

AUG27RTYP@188 |Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |10/25/2024|08/20/2027

4 BHF4LG6CT ...... Annuities AMERICANA ... 031MB27 .... . B 329,700

PUT OPTION

SEP30SPXP@4581 | Index Linked Equity/Inde | BANK OF B4TYDEBB6GKMZO |10/25/2024]09/20/2030

BHF4LGBNS ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn AMERICANA ... 031MB27 .cccovvvvves foeveees v o 454|......2,079,774|............ 4581|..... (137,925)...ceevveree [o] PSSR 0f.... (129,521) cecveea o (129,521)....... (24,052)....cveenen 0] ARSI [o] PSS (0] AR [o] 0005 ..........

PUT OPTION

SEP27SPXP@4865 | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |10/25/2024|09/17/2027

BHF4LG6Q6 ........ Annuities ............. Exh5 ....... Xewrvrrerennens AMERICANA ... 031MB27 ..ocovvveens |ovveeee e e 109|........ 530,285|............ 4865|....... (25,445).....ccveurnnns (0] IS (o] N (16,887) .evvvenens |ouenne (16,887)......... (2,846)......ocuee.. 0] USSR [o] SS (0] USSR [o] 0005 ..........

PUT OPTION JPMORGAN

OCT30SPXP@4400| Index Linked Equity/Inde [ CHASE BANK ~ 7H6GLXDRUGQFU |10/31/2024|10/18/2030

BHF4LUCS2 ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn NA. e 57RNED7 oovveeens [ e o 252/...... 1,110,120|............ 4400]....... (69,334)...vcvevernnne [o] PSSR 0f...... (65,915) .cvcecces |ornen (65,915)....... (12,407 ). 0] ARSI [o] PSS (0] AR [o] 0005 ..........
GOLDMAN

PUT OPTION SACHS

OCT30SPXP@5000| Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |11/20/2024(10/18/2030

BHF4MZLS? ........ Annuities ............. Exh5....... Xevrroressanans Lo BB6K528 ..o |ovvee v e 132].0nnee 660,600]............ 5000]....... (44,607)...c0cvcvennnne (o] OTT of...... (47,362) cccocces |ovanen (47,362)......... (8,739)...cvevvene (0] O (o] TR (0] O [o] IS 0005 ..........
GOLDMAN

PUT OPTION SACHS

NOV30SPXP@4400] Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN

BHF4MZSK2 ........ | Annuities X. L. .. BBBK528 ............. 738,100|............ 4400|....... (39,988).....cccovee. Oferrrierciiein O (44,203) e | (44,203). e (8,315) e Ofccccece O O O 0005 ..
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION

MAY26MXEAC@20

96 05/15/2026

2096. CALL

BHF5X6HG2; CALL

OPTION

MAY26MXEAC@29

80 05/15/2026 MORGAN

2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740)..veveveeens O O O FL1:T) - 0005 ..........

CALL OPTION

MAY26MXEAC@24

96 05/15/2026

2496. CALL

BHF5X6HHO; CALL

OPTION

MAY26MXEAC@27

43 05/15/2026 MORGAN

2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cvvevereeees O feerreieeeees O O 901 | vevnnn 0005 ..........

CALL OPTION

MAY26MXEAC@22

48 05/15/2026

2248. CALL

BHF5X6HK3; CALL

OPTION

MAY26MXEAC@28

20 05/15/2026 MORGAN

2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200)-..c.vevevereees O ferrieieieees O O 262| o 0005 ..........

CALL OPTION

OCT28SPXC@672

6 10/20/2028 6726.

CALL BHF5X6SL9;

CALL OPTION

OCT28SPXC@835

9 10/20/2028 8359.

CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... (3,870)..cveveeeeens Oferieeeeece O O [ 3,738| oo 0005 ..........
GOLDMAN

PUT OPTION SACHS

NOV30SPXP@4400| Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |11/20/2024|11/15/2030

BHF4MZSK2 ........ Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..o foveee e e 168|........ 738,100)............ 4400|....... (39,988).....c0cveuenne [0] SS of....... (44,203 ...cvres |ovene (44,203)......... (8,315)-cuvvevereeees Ofeoricecee O O [o] 0005 ..........

PUT OPTION MORGAN

OCT27SPXP@5061| Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |11/25/2024|10/15/2027

BHF4NA4WS ....... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .vovvvees fovvee oeverne e 108]........ 546,588|............ 5061/....... (24,496).....cvcvevnnne [o] PSSR 0f...... (20,224 ..ecvven |ovne (20,224......... (3,364)..cveveeeees Ofoiiiciceiees O O [o] 0005 ..........

PUT OPTION MORGAN

OCT30SPXP@4744| Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |11/25/2024|10/18/2030

BHF4NAB47 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveene e 401|...... 1,902,344(............ 4744|..... (116,474)....c.......... [0] SS 0f..... (126,008 ........... |..... (126,008)....... (23,624)....ccveveveeee O O O [o] 0005 ..........

PUT OPTION JPMORGAN

NOV30SPXP@4758| Index Linked Equity/Inde [ CHASE BANK  7H6GLXDRUGQFU |12/12/2024|11/15/2030

BHF4PKF26 ......... Annuities ............. Exh 5 ....... Xevrrvrenennenn NA. e 57RNED7 oovveeens [ e o 509/......2,421,822|............ 4758|..... (144,556)......c......... [o] PSSR 0f..... (162,386) ..cccrvve |one (162,386)....... (30,453)....cveveveees Ofereeerieiees O O [o] 0005 ..........

PUT OPTION JPMORGAN

NOV27SPXP@5214| Index Linked Equity/Inde [ CHASE BANK ~ 7HBGLXDRUGQFU |12/12/2024|11/19/2027

BHF4PKFAS ........ Annuities ............. Exh 5 ....... Xeorererararenn NA. e S57TRNEO7 wooveveeens fevvee eeeee o 81]....... 422,334|............ 5214/....... (20,574)...cvcveveeennns [0] SS of....... (17,726) e |ovee. (17,726)......... (2,892)...veveveeees O O O [o] 0005 ..........

PUT OPTION

NOV30SPXP@4400|

BHF4PVOK8 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |12/19/2024|11/15/2030

2030-11-18 .......... Annuities ............. Exh5....... Xevrroressanns INTL. PLC ........ F3BB653 .oovvaee |ovnee v e 127 ] 556,776............ 4400]........... (230)..0vviennes (€} T 0f...... (33,346) A | (33,345)......... (6,272)..ccveeeeeeee O O O [o] ISR 0005 ..........

PUT OPTION

NOV30SPXP@5000|

BHF4PVOL6 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |12/19/2024|11/15/2030

2030-11-18 .......... Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .oovevevees |ovvee oovene e 148|........ 741,350|............ 5000]............ [RLT:) [0] EUS of....... (53,536) M e (53,537)......... (9,872).cuvveveveeees O O O [o] R 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION

NOV30SPXP@5000|

BHF4PVOL6 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |12/19/2024|11/15/2030

2030-11-18 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 ............. B [P IO 148|........ 741,350|...n..... 5000]............ [RLT5) R [o] PSSR 0f...... [GRIECKIS) L (53,537)......... (9,872) e 0] ARSI [o] PSS (0] AR of ..

PUT OPTION

NOV30SPXP@5200|

BHF4PVON2 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |12/19/2024|11/15/2030

2030-11-18 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveene e 124|........ 644,748|............ 5200]............ [RKK) AR [G) AR of....... (49,343) A o (49,343)........ (8,943)...covreen 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION

NOV30SPXP@4600|

BHF4PVOP7 MORGAN

Premium at Maturity | Index Linked Equity/Inde | STANLEY & CO  4PQUHN3JPFGFN |12/19/2024|11/15/2030

2030-11-18 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .vovvvees fovvee oeverne e 178 820,824............ 4600|............ (350 [G) AR 0f...... (52,304) A o (52,304......... [CRAK) NI 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION

DEC30SPXP@4600

BHF4PV0S1 MORGAN

Premium at Maturity | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |12/19/2024|12/20/2030

2030-12-23 .......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveene e 137 629,280|............ 4600|............ (P21} R [0] SS of....... (40,493) Ao | (40,492)......... [CAI1) 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION

DEC30SPXP@5200

BHF4R3YX3

Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO (01/13/2025(12/20/2030

2030-12-23 .......... Annuities ............. Exh5....... Xevrroressanans AMERICANA ... 031MB27 .occocvvevnes |ioeeee oo v, 127 ] 662,584............ 5200]....... (52,848)............. (7)) RO of...... [GRIETI0) A R (51,560)......... [CIE:Z R 0] R 34] i (0] O [o] IS 0005 ..........
PUT OPTION

DEC30SPXP@4400

BHF4R4190

Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |01/13/2025|12/20/2030

2030-12-23 .......... Annuities ............. Exh5....... D SO AMERICANA ... 031MB27 .......cc.oo. o s il 270]...... 1,189,936............ 4400]....... (70,849)............. (45)...cciee. 0f....... (72,598 M. s (72,598)....... (13,429)......ccceeen. (0] ST 45].i. (0] SRR (V] RPN 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION

MAY26MXEAC@20

96 05/15/2026

2096. CALL

BHF5X6HG2; CALL

OPTION

MAY26MXEAC@29

80 05/15/2026 MORGAN

2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)................ O[..... (136,059 ...vcvves fonnn (136,059)......... (2,740)....cveveeeee Ofci [0] USSR« ] IS FL1:T) - 0005 ..........
CALL OPTION

MAY26MXEAC@24

96 05/15/2026

2496. CALL

BHF5X6HHO; CALL

OPTION

MAY26MXEAC@27

43 05/15/2026 MORGAN

2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263).....c0c0cee. O (39,998) ...cvenes |ornne (39,998......... (5,735 cveveveeieens Ofrriiciie [0] USSR« ] IS 901 | vevnnn 0005 ..........
CALL OPTION

MAY26MXEAC@22

48 05/15/2026

2248. CALL

BHF5X6HK3; CALL

OPTION

MAY26MXEAC@28

20 05/15/2026 MORGAN

2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591).....c0ccee. O (28,791 cveeees |oree (28,791)......... (2,200)-...vevereeens Ofriiie [0] USSR« ] IS 262| o 0005 ..........
CALL OPTION

OCT28SPXC@672

6 10/20/2028 6726.

CALL BHF5X6SL9;

CALL OPTION

OCT28SPXC@835

9 10/20/2028 8359.

CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)....c.c0ccee. O (19,204 ...cvves |oveve (19,204......... (3,870)-.ccvevereeens Ofriie (0] USRS 1] R 3,738| oo 0005 ..........
PUT OPTION

DEC30SPXP@4400

BHF4R4190

Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |01/13/2025(12/20/2030

2030-12-23 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn AMERICANA ... 031MB27 .cccoevevves foevves v o 270|...... 1,189,936............ 4400]....... (70,849)............. (45).cveveirrieeas O (72,598) A |ovnee (72,598)....... (13,429)..c.eeveveees O 45 iiiieieiees O 0| .

PUT OPTION MORGAN

NOV3OMXEAP@19 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |01/22/2025|11/15/2030

18 BHF4S2V33 .... |Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveres frveiee oeveee e 215(........ 412,370............ 1918/....... [PXN YD - [0] USSR o} UV (23,095) .cecveees |oree (23,095)......... (6,355)-..ccvcvereeens Oforiiiie [0] USSR ] I [o] 0005 ..........
PUT OPTION MORGAN

NOV27MXEAP@20 | Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |01/22/2025|11/19/2027

68 BHF4S2V66 .... |Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .oovvvees fovvee o o (o] - 130,284|........... 2068|......... (1) R [0] PSSR ] R (4,085) v e (4,085)......... (1,376)eeveveeeens Ofri [0] PSSR ] R [o] 0005 ..........
PUT OPTION MORGAN

NOV27RTYP@200 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |01/22/2025|11/19/2027

8 BHF4S2WY4 ..... Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .ooveveveves foveee oeveee e 165|........ 331,320|........... 2008|....... (20,567)....vcvevevnene [0] USSR o} UV IGER-(-) I N (19,276)......... (2,495)..ccvcieeee Ofii [0] USSR ] I [o] 0005 ..........
PUT OPTION MORGAN

NOV30RTYP@195 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |01/22/2025|11/15/2030

0 BHF4S2X64 ...... Annuities ............. Exh 5 ....... Xewrrvrerennenn INTL. PLC ........ F3BB653 .oovvees fovvee oeverne e 517|...... 1,008,150)............ 1950|....... (76,606).....c0cvevnnne [0] PSSR o} U [GCTATIE) I N (87,169)......... CREK) RIS 1| RS [0] PSSR ] R [o] 0005 ..........
PUT OPTION MORGAN

DEC30SPXP@4885| Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |01/21/2025|12/20/2030

BHF4S2XET ........ Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveene e 434]......2,120,090|............ 4885|..... (137,256)................ [0] USSR 1] B (149,199) ..vevevns fonne (149,199)....... (27,782)..cveveveecee O [0] USSR ] I [o] 0005 ..........
PUT OPTION MORGAN

DEC27SPXP@5248| Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |01/21/2025|12/17/2027

BHF4S2XJ6 ......... Annuities ............. Exh5....... Xevrroressanns INTL. PLC ........ F3BB653 .oovvcee |ovnee v o 74]n.e 388,352|........... 5248|....... (18,492)....ccvcvcnnns o] SOOI o] UV (17,144) e | (17,144)......... (2,753).cccevecceee Ofoiiicins o] SOOI o] RO [o] ISR 0005 ..........
PUT OPTION

JAN31SPXP@5000

BHF4SC7X2 JPMORGAN

Premium at Maturity | Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |01/23/2025|01/17/2031

2031-01-20 .......... Annuities ............. Exh5 ....... Xeorereraranenn NA. e 57RNEO7 wooveveveens fvveee e e 122]........ 607,750|............ 5000]....... (42,542)............ (70 WS o] R (45,003) ... e (45,003)......... (8,37} -vvevevereeeens O b4 I 1| R [o] RS 0005 ..........
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION

JAN31SPXP@5000

BHF4SC7X2 JPMORGAN

Premium at Maturity | Index Linked Equity/Inde | CHASE BANK  7HBGLXDRUGQFU |01/23/2025|01/17/2031

2031-01-20 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn NA. e 57RNE9T ............. B [P IO 122} 607,750|............ 5000(....... (42,542)............ (V10 U 0f...... (45,003) A |ovne (45,003)......... [G:RkcTo FU (0] IS P24 I (0] AR of ..

PUT OPTION

JAN31SPXP@4400

BHF4SCB17 JPMORGAN

Premium at Maturity | Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |01/23/2025|01/17/2031

2031-01-20 .......... Annuities ............. Exh 5 ....... Xeorererararenn NA. e 57RNEO7 oo fvveeee e o 169|........ 743,116|............ 4400|....... (41,090)............. [7.L2) of....... (45,775)Meeee o (45,774)......... (8,461)...cvvereee (0] SRS P1:] (0] USSR [o] 0005 ..........
PUT OPTION

JAN31SPXP@4600

BHF4T4610

Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO (02/05/2025(01/17/2031

2031-01-21 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn AMERICANA ... 031MB27 .cccovvvvves foeveees v o 173 795,064 ............ 4600]....... (50,594Y............. (<7 ST 0f...... (52,084) A |ovee (52,084......... (9,489)....ccvvnee (0] S K R (0] AR [o] 0005 ..........
PUT OPTION

JAN31SPXP@5200

BHF4T46B8

Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |02/05/2025|01/17/2031

2031-01-21 .......... Annuities ............. Exh 5 ....... Xeorererararenn AMERICANA ... 031MB27 ..coevveves foeveees e oo 120}........ 626,496|............ 5200(....... (49,279)............ <7 T of....... (49137 A o (49,136)......... (8,720).....vvree (0] S K11 (0] USSR [o] 0005 ..........
PUT OPTION JPMORGAN

JAN28SPXP@5268 | Index Linked Equity/Inde [ CHASE BANK ~ 7H6GLXDRUGQFU |02/11/2025|01/21/2028

BHF4TD719 ......... Annuities ............. Exh5....... Xevrroressanns NA i 57RNEO7 oovcce feovene v v, 129]........ 679,572|...cc.c..... 5268|....... (35,000)....0c0cvennnne (o] OTRT 0f...... (31,588) cccccne: |ovnven (31,588)......... (5,160)....ccvcveeee (0] O (o] TR (0] O [o] ISR 0005 ..........
PUT OPTION JPMORGAN

JAN31SPXP@4991 | Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |02/11/2025|01/17/2031

BHF4TD735 ......... Annuities ............. Exh5....... D SO NA S57RNED7 ..oooeveeis o s s 337]...... 1,681,967|............ 4991]..... (111,149).......ccel (0] R 0f..... (123,207) evvveeenn | (123,207)....... (22,652)........c....... (0] SRR [0 R (0] SRR (V] RPN 0005 ..........
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
PUT OPTION
JAN31SPXP@4991
BHF4TD735
PUT OPTION
FEB31SPXP@4600
BHF4U7NQ7
Premium at Maturity
2031-02-24
PUT OPTION
FEB31SPXP@5200
BHF4UX4U2
Premium at Maturity
2031-02-24
PUT OPTION
FEB31SPXP@4400
BHF4VJRR4
PUT OPTION
FEB28SPXP@5280
BHF4VY6B9
PUT OPTION
FEB31SPXP@4923
BHF4VY6E3

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN
BB6KS528 .............
JPMORGAN
CHASE BANK

NA

7H6GLXDRUGQFU
57RNE97

JPMORGAN
CHASE BANK
NA

7HB6GLXDRUGQFU
57RNE97

JPMORGAN
CHASE BANK
NA
JPMORGAN
CHASE BANK
NA

7H6GLXDRUGQFU
57RNEQ7 .............
7HB6GLXDRUGQFU
57RNEOT .............
ROMUWSFPU8MP

BNP PARIBAS .. RO8K5P83 ..

ROMUWSFPU8MP

BNP PARIBAS .. RO8K5P83

03/27/2026

03/27/2026

03/27/2026

03/27/2026

03/11/2025

03/11/2025

05/15/2026

05/15/2026

05/15/2026

10/20/2028

02/18/2028

02/21/2031

...... 1,

487,296

513,422

149,506

604,578

830,128

623,920

612,480

649,205

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

(133,319

0]..... (1

36,059

(136,059

(28,791

(19,204

(123,207

PUT OPTION
FEB31SPXP@5000
BHF4W2RJ8
Premium at Maturity
2031-02-24

Index Linked
Annuities

BANK OF
AMERICANA ...

B4TYDEB6GKMZO
031MB27

631,100




991903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION

MAY26MXEAC@20

96 05/15/2026

2096. CALL

BHF5X6HG2; CALL

OPTION

MAY26MXEAC@29

80 05/15/2026 MORGAN

2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740)....cveveeeee Ofci [0] USSR« ] IS FL1:T) - 0005 ..........

CALL OPTION

MAY26MXEAC@24

96 05/15/2026

2496. CALL

BHF5X6HHO; CALL

OPTION

MAY26MXEAC@27

43 05/15/2026 MORGAN

2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... 39,998) ..ccovin foeren (39,998......... (5,735 cveveveeieens Ofrriiciie [0] USSR« ] IS 901 | vevnnn 0005 ..........

CALL OPTION

MAY26MXEAC@22

48 05/15/2026

2248. CALL

BHF5X6HK3; CALL

OPTION

MAY26MXEAC@28

20 05/15/2026 MORGAN

2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026

BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... 28,791 eveveens o (28,791)......... (2,200)-...vevereeens Ofriiie [0] USSR« ] IS 262| o 0005 ..........

CALL OPTION

OCT28SPXC@672

6 10/20/2028 6726.

CALL BHF5X6SL9;

CALL OPTION

OCT28SPXC@835

9 10/20/2028 8359.

CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... 19,204) oo [ (19,204......... (3,870)-.ccvevereeens Ofriie (0] USRS 1] R 3,738| oo 0005 ..........

PUT OPTION

FEB31SPXP@5000

BHF4W2RJ8

Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO (03/13/2025(02/21/2031

2031-02-24 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn AMERICANA ... 031MB27 .cccoevevves foevves v o 126]........ 631,100|............ 5000(....... (60,095)............. (L. I 0f...... 47,348\ M o (47,348)......... (8,475) vveveveeeees Ofriiiiee KT:1 ISR o | AR 0| .

PUT OPTION

MAR31SPXP@420

0 BHF4WRR61

Premium at Maturity | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |03/21/2025|03/21/2031

2031-03-24 .......... Annuities ............. Exh 5 ....... Xeorererararenn AMERICANA ... 031MB27 ..coevveves foeveees e oo 199]........ 835,506|............ 42001....... (56,491)............. 1) of....... 49,529) M. o (49,529).......... [CI1:1:) IR 1| RS KTC] I 1| AR [o] 0005 ..........

PUT OPTION JPMORGAN

MAR31SPXP@480 |Index Linked Equity/Inde [ CHASE BANK  7H6GLXDRUGQFU |03/27/2025|03/21/2031

0 BHF4X97R6 ...... Annuities ............. Exh 5 ....... Xevrrvrenennenn NA. e 57RNED7 oovveeens [ e o 228(...... 1,093,152|............ 4800]....... (81,151 [o] PSSR 0f...... T7,077) e o (77,077)....... (14,330).cveveveveees O [0] PSSR ] R [o] 0005 ..........
GOLDMAN

PUT OPTION SACHS

FEB28MXEAP@21 |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |04/08/2025(02/18/2028

36 BHF4Y3PN7 .... |Annuities ............. Exh 5 ....... Xewrrvrerennenn IR BBBK528 .vcvvvevee fovvee o e £] - 168,744|............ 2136|....... (13,854)...vcvercrrnnne [o] PSSR (0] S (6,461) ceceeen foerrnnn (6,461)......... (2,059)-..ccvevereeens Ofriiiis [0] PSSR ] R [o] 0005 ..........
GOLDMAN

PUT OPTION SACHS

FEB31MXEAP@20 |Index Linked Equity/Inde [INTERNATIONA W22LROWP2IHZN |04/08/2025(02/21/2031

25 BHF4Y3PP2 .... |Annuities ............. Exh 5 ....... Xevrrvrenennenn IR BBBK528 .vcvvevee fovvee e e 158]........ 319,950|............ 2025|....... (28,631)..veverernnne [o] PSSR 0f...... IURIC) DR (20,136)......... (5,377} veveveveeieens O [0] PSSR ] R [o] 0005 ..........

PUT OPTION

FEB28RTYP@1897 | Index Linked Equity/Inde | WELLS FARGO KB1H1DSPRFMYM |04/07/2025|02/18/2028

BHF4Y3Q22 ........ Annuities ............. Exh5 ....... Xewrvrrerennens BANK, NA ........ CUFXTO09 covveee fooveeee oo v 185|........ 350,945|............ 1897|....... (47,118) e (0] IS [o] N 19,391) evveees forenne (19,391)......... (2,622)..ccvcvceeee Ofii [0] USR] I [o] I 0005 ..........

PUT OPTION

FEB31RTYP@1821 | Index Linked Equity/Inde | WELLS FARGO KB1H1DSPRFMYM |04/07/2025(02/21/2031

BHF4Y3Q30......... Annuities ............. Exh5....... Xevrroressanans BANK, NA ........ CUFXTO09 .oovvaee foven v v, 323[........ 588,183|............ 1821]....... (87,465)....0cvcvennnne (o] TR 0f...... 46,442) ..coccce. | (46,442)......... (4,881).ccvececeee Ofoiiiicinns o] SOOI o] R [o] IS 0005 ..........

PUT OPTION MORGAN

MAR28SPXP@496 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/08/2025|03/17/2028

6 BHF4Y3QES ..... Annuities ............. Exh5 ....... Xewrvrrenennens INTL. PLC ........ F3BBB53 coovvveee frveeee vvenee oveeen 187 ... 928,642|............ 4966....... (83,615)...cveeerenns (0] S [o] B 39,763) .vevvvvens | (39,763)......... (6,432)..ccvevereeen. Ofiie [0] USSR ] IS [o] R 0005 ..........




291903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION MORGAN

MAR28SPXP@496 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/08/2025|03/17/2028

6 BHF4Y3QES ..... Annuities ............. Exh 5 ....... Xewrrvrerennenn INTL. PLC ........ F3BB653 .vovvvees fovvee oeverne e 187 | 928,642|............ 4966|....... (83,615)..vevevercnene [o] PSSR 0f...... (39,763) .vceeees |ornen (39,763)......... (6,432). .. 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION MORGAN

MAR31SPXP@459 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/08/2025|03/21/2031

5BHF4Y3QJ5 ...... Annuities ............. Exh5 ....... Xewrvrrerennens INTL. PLC ........ F3BBB53 .oovvvees foveeee Joveene e 405|...... 1,860,975|............ 4595(..... (187,014)..c.ccuennnene. (0] IS 0. (123,169) cvevvnee |ovene (123,169)....... (22,695)............... 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION JPMORGAN

OCT30SPXP@4200| Index Linked Equity/Inde [ CHASE BANK ~ 7H6GLXDRUGQFU |04/11/2025|10/18/2030

BHF4YDH12 ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn NA. e 57RNED7 oovveeens [ e o 149|........ 627,144............ 4200]....... (49,577 ).vevevererenns [o] PSSR 0f...... (34,890) .vvvenees |ovnen (34,890)......... (6,689)-...ccvrenee 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION JPMORGAN

OCT30SPXP@4400| Index Linked Equity/Inde [ CHASE BANK  7HBGLXDRUGQFU |04/11/2025|10/18/2030

BHF4YDH46 ........ Annuities . NA. ... ... B7RNE97 .... . B 654,324

PUT OPTION JPMORGAN

DEC30SPXP@4600] Index Linked Equity/Inde [ CHASE BANK  7H6GLXDRUGQFU |04/11/2025|12/20/2030

BHF4YDH53 ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn NA. e 57RNED7 oovveeens [ e o 125]........ 574,724 |............ 4600]....... (53,074)...cvevererenne [o] PSSR 0f...... (36,980) ..vcvenenes |ornen (36,980......... (6,865)-...ccvveeee 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION MORGAN

MAR31SPXP@500 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/11/2025|03/21/2031

0 BHF4YDHBO ..... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveene e 156|........ 780,550)............ 5000]....... (88,039)............. [T of....... (59,144) Ao o (59,145....... (10,509)................ (0] SR L1:] I (0] USSR [o] 0005 ..........
PUT OPTION MORGAN

MAR31SPXP@480 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/11/2025|03/21/2031

0 BHF4YDHHT ..... Annuities ............. Exh 5 ....... Xevrrvrenennenn INTL. PLC ........ F3BB653 .vovvvees fovvee oeverne e 126]........ 604,512............ 4800]....... (64,010).....ceee GRS 0f...... (43,199) A o (43,199)......... [(:71) FE— (0] S L:T0] (0] AR [o] 0005 ..........
PUT OPTION JPMORGAN

DEC30SPXP@5000] Index Linked Equity/Inde [ CHASE BANK  7H6GLXDRUGQFU |04/11/2025|12/20/2030

BHF4YDL41 ......... Annuities ............. Exh5 ....... Xeorererararenn NA. e 57RNEO7 oo fvveeee e o 126|........ 629,050|............ 5000]....... (66,414)....vcvcreennne [0] US of....... (45,815) .cvcveees |oree (45,815)......... (8,445)......cuenee 0] AR [0] SS 0] RS [o] I 0005 ..........
PUT OPTION JPMORGAN

FEB31SPXP@4600 | Index Linked Equity/Inde [ CHASE BANK  7H6GLXDRUGQFU |04/11/2025|02/21/2031

BHF4YDL74 ......... Annuities ............. Exh5....... Xevrroressanans NA i 57RNEO7 oovccn feoven v v, 141 ] 647,956)............ 4600]....... (60,194)...0cveveennne (o] TR 0f...... (42,576) .cccocce. |ovaven. (42,576)......... (7,864)....cccucunnee (0] O (o] TR (0] O [o] IS 0005 ..........
PUT OPTION MORGAN

MAR31SPXP@440 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/11/2025|03/21/2031

0 BHF4YDLS2 ...... Annuities ............. Exh5....... D SO INTL.PLC ........ F3BB6S53 ....coeeeeet |oeveeeee e 201]........ 884,092|............ 4400]....... (81,604)............. (7)) I 0f....... (55,946 ...l |onnnne (55,946)....... (10,195)......oeeeeen. (0] ST 1577 R (0] SRR (V] RPN 0005 ..........




891903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION MORGAN

MAR31SPXP@440 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/11/2025(03/21/2031

0 BHF4YDLS2 ...... Annuities ............. Exh 5 ....... Xewrrvrerennenn INTL. PLC ........ F3BB653 .vovvvees fovvee oeverne e 201|........ 884,092]............ 4400]....... (81,604)............. 167 U 0f...... (55,946) A |ovee (55,946)....... (10,195)......ccveenen. (0] S L7 (0] AR [o] 0005 ..........
PUT OPTION MORGAN

MAR31SPXP@420 |Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |04/11/2025(03/21/2031

0 BHF4YDLBS ...... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveene e 313[...... 1,315,776|............ 4200|..... (112,846)............. IC4) P of....... (78,215) M |ovee (78,215)....... (14,539)......cen. (0] S, 4T P (0] USSR [o] 0005 ..........
PUT OPTION

APR31SPXP@4200 | Index Linked Equity/Inde ROMUWSFPUSMP |04/17/2025|04/18/2031

BHF4YTMUT ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn BNP PARIBAS .. RO8K5P83 .....ccc. |vcvcee oeveee e 158]........ 662,760)............ 4200]....... (54,137).cvveee <7 I 0f...... (39,756) A |ovne (39,756)......... (7,389) e (0] S 34| (0] AR [o] 0005 ..........
PUT OPTION

APR31SPXP@4400| Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |04/25/2025|04/18/2031

BHF4ZA4N3 ........ Annuities AMERICANA ... 031MB27 .... . B 541,156

PUT OPTION

APR31SPXP@4000 | Index Linked Equity/Inde | BANK OF B4TYDEBB6GKMZO |04/25/2025]04/18/2031

BHF4ZA4TO ......... Annuities ............. Exh 5 ....... Xevrrvrenennenn AMERICANA ... 031MB27 .cccovvvvves foeveees v o 204/........ 814,440|............ 4000]....... (CLA7£) T— [15) I 0f...... (45,692) A |ovne (45,693)......... (8,497 (0] S K74 (0] AR [o] 0005 ..........
PUT OPTION

APR31SPXP@4600| Index Linked Equity/Inde | BANK OF B4TYDEBBGKMZO |04/25/2025|04/18/2031

BHF4ZA5R3 ....... Annuities ............. Exh 5 ....... Xeorererararenn AMERICANA ... 031MB27 ..coevveves foeveees e oo 160]|........ 736,828|............ 4600|....... (64,692)............. ICR) of....... (49,855) A v (49,855)......... (8,959)....ccvreen (0] S A (0] USSR [o] 0005 ..........
PUT OPTION

APR31SPXP@4800 | Index Linked Equity/Inde ROMUWSFPU8SMP |05/01/2025|04/18/2031

BHF4ZPC92 ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn BNP PARIBAS .. RO8K5P83 .....ccc. |vcvcee oeveee e 126]........ 604,272]............ 4800]....... (55,654)............ [15) I 0f...... (43,459) A o (43,458)......... [C£: 140 NI (0] S L] I (0] AR [o] 0005 ..........
PUT OPTION

APR31SPXP@4200| Index Linked Equity/Inde | BANK OF B4TYDEBBGKMZO |05/13/2025|04/18/2031

BHF50ATPG ......... Annuities ............. Exh5 ....... Xeorererararenn AMERICANA ... 031MB27 ..coevveves foeveees e oo 154|........ 644,742|............ 4200]....... (39,441)............ 712 of....... (38,553) M |ovee (38,553)......... (7,208)...cvveee (0] S P17 I 0] RS [o] I 0005 ..........
PUT OPTION

APR28SPXP@4643| Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 |05/13/2025)|04/21/2028

BHF50HCA? ........ Annuities ............. Exh5....... Xevrroressanans BANKPLC ....... UKS573 coooccicins e v e 140]........ 650,020)............ 4643|....... (28,735)...cccvcvennnns (o] TR 0f...... (24.914) oo | (24,914)......... (3,859)...cccvenne (0] O (o] TR (0] O [o] IS 0005 ..........
PUT OPTION

APR31SPXP@4309| Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [05/13/2025(04/18/2031

BHF50HCE4 ........ Annuities ............. Exh5....... D SO BANKPLC ....... UKSBS73 .eeieeeeeis e e 451]...... 1,943,359|............ 4309]..... (120,575)........uueeeeen [0 R 0f..... (119,118) evvveeen | (119,118)....... (22,428)................ (0] ST [0 R (0] SRR (V] RPN 0005 ..........




691903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)................ O[..... (136,059 ...vcvves fonnn (136,059)......... (2,740)....cveveeeee Ofci [0] USSR« ] IS FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263).....c0c0cee. O (39,998) ...cvenes |ornne (39,998......... (5,735 cveveveeieens Ofrriiciie [0] USSR« ] IS 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591).....c0ccee. O (28,791 cveeees |oree (28,791)......... (2,200)-...vevereeens Ofriiie [0] USSR« ] IS 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION GOLDMAN
OCT28SPXP@5841 SACHS
10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /
PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)....c.c0ccee. O (19,204 ...cvves |oveve (19,204......... (3,870)-.ccvevereeens Ofriie (0] USRS 1] R 3,738| oo 0005 ..........
PUT OPTION
APR31SPXP@4309 | Index Linked Equity/Inde |BARCLAYS G5GSEF7VJP5I70 |05/13/2025|04/18/2031
BHF50HCE4 ........ Annuities ............. Exh 5 ....... Xewrrvrerennenn BANK PLC ....... UKS573 s foveneee oo e 451|...... 1,943,359)............ 4309)|..... (120,575 .c.ceennee. (0] PSSR« ] U IGRERET:) IS (119,118)....... (22,428)....cevveeeeees O [0] PSSR ] R [o] 0005 ..........
PUT OPTION
APR26SPXP@4791|Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [05/13/2025(04/17/2026
BHF50HCGS ........ Annuities ............. Exh 5 ....... Xeorererararenn BANK PLC ....... UKS573 oovereeces foveeee oevene e 553/.....2,649,423|............ 4791|....... (52,917 ).vcvevererennne [0] USSR ] IR (1,127) v o (1,127 5,054 |..cccuceienes Oforeiciiiis [0] USSR ] I [o] 0005 ..........
PUT OPTION
APR26SPXP@4796 | Index Linked Equity/Inde |BARCLAYS G5GSEF7VJP5I70 |05/13/2025)|04/17/2026
BHF50HCHT ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn BANK PLC ....... UKS573 oo fovveee oo e 436]......2,091,056(............ 4796|....... (41,952)..veverinnne (0] PSSR« | USRI (L5} [ R (895).......... 4,005(..cceveeeees O [0] PSSR ] R [o] 0005 ..........
NOMURA
GLOBAL
PUT OPTION FINANCIAL
MAY31SPXP@4200| Index Linked Equity/Inde | PRODUCTS INC  0Z3VO5H2G7GRS0(05/16/2025|05/16/2031
BHF50M931 ......... Annuities ............. Exh 5 ....... Xewrereraeiene | oererenenenesienenenenes BBHUOT oo [ e o 134|........ 562,548|............ 42001....... (29,631)....vcveveinnne [0] USSR o} UV (33,631 cvcees |orne (33,631)......... (6,394)....cccvceee. Ofrie [0] USSR ] I [o] 0005 ..........
PUT OPTION
MAY31SPXP@4400| Index Linked Equity/Inde ROMUWSFPU8SMP |05/22/2025|05/16/2031
BHF5192J1 .......... Annuities ............. Exh 5 ....... Xevrrvrenennenn BNP PARIBAS .. RO8K5P83 ....ccco. |cvcvcee oevvne e 148|........ 652,696]............ 4400]....... [CkNaas T [21: ISR o] R (41,900) A |ovne (41,899)......... (7,662)v.cveveveeens Oferiiiiene 28 eeeeeeeienns O [o] 0005 ..........
PUT OPTION
MAY31SPXP@5000| Index Linked Equity/Inde ROMUWSFPUSMP |05/22/2025|05/16/2031
BHF5198VS ......... Annuities ............. Exh 5 ....... Xeorererararenn BNP PARIBAS .. RO8K5P83 .......... |cececee oveee e 138]........ 688,100|............ 5000]....... (56,986............. 6T N o] R (52,727 M o (52,727)......... (9,375 cveveveeeeens Ofere KTC] I 1| AR [o] 0005 ..........
PUT OPTION
MAY31SPXP@4800| Index Linked Equity/Inde | BANK OF B4TYDEBB6GKMZO |05/29/2025|05/16/2031
BHF51XRD4 ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn AMERICANA ... 031MB27 .cccoevvvves foevees v e 123 588,384............ 4800]....... (39,57 1).vvevererinne [0] PSSR o} U [CHRT1e) S N (42,140)......... (7,794 ceevveeeenes Of [0] PSSR ] R [o] 0005 ..........
PUT OPTION
MAY31SPXP@4400| Index Linked Equity/Inde ROMUWSFPUSMP |06/04/2025|05/16/2031
BHF52H7U2 ........ Annuities ............. Exh5....... Xeorrreraranans BNP PARIBAS .. RO8KS5P83 ...ccocoee |vcecee oveee oo 126]........ 552,860]............ 4400]....... (35,778).0cvcvcrcnnns o) U o] RO (35,144) oo | (35,144)......... (6,549)....cvcecee Oforiici o) SO o] RS o] I 0005 ..........
PUT OPTION
MAY31SPXP@5000| Index Linked Equity/Inde ROMUWSFPUSMP |06/04/2025|05/16/2031
BHF52H8W7 ........ Annuities ............. Exh 5 ....... Xevrrvrenennens BNP PARIBAS .. RO8K5P83 ... |vcvcee oevvee e 121 e 604,400|............ 5000]....... (48,281)...vvevennnne [0] USSR« ) IS (45,844) .cocveenes |ovne (45,844......... (8,314 ceeveveeeee. Ofricis [0] PSSR« ) R [o] . 0005 ..........




041903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
PUT OPTION
MAY31SPXP@5000
BHF52H8W7
PUT OPTION
MAY31SPXP@4758
BHF538AP8
PUT OPTION
MAY28SPXP@5106)
BHF538ATO
PUT OPTION
MAY26SPXP@5223
BHF538AWS .......
PUT OPTION
MAY26SPXP@5206
BHF538AX1
PUT OPTION
JUN31SPXP@4400
BHF53T4U8
PUT OPTION
MAY31SPXP@5200
BHF53T529
PUT OPTION
JUN31SPXP@5000
BHF54FXR2
PUT OPTION
JUN31SPXP@4600
BHF54FXT8

. | Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked

Index Linked
Annuities .............
Index Linked
Annuities .............
Index Linked
Annuities .............
Index Linked
Annuities .............
Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

MORGAN
STANLEY & CO
INTL. PLC

MORGAN
STANLEY & CO
INTL. PLC

MORGAN
STANLEY & CO
INTL. PLC

GOLDMAN
SACHS
INTERNATIONA

BNP PARIBAS ..

BNP PARIBAS ..

BNP PARIBAS ..

BNP PARIBAS ..

BNP PARIBAS ..

BARCLAYS
BANKPLC .......
BARCLAYS
BANKPLC .......
BANK OF

AMERICA NA ...

BANK OF
AMERICA NA ...

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

4PQUHN3JPFGFN
F3BB653

4PQUHN3JPFGFN
F3BB653

4PQUHN3JPFGFN
F3BB653

W22LROWP2IHZN
BB6KS528 .............
ROMUWSFPU8MP
RO8K5P83 ..........
ROMUWSFPU8MP
RO8K5P83 ..........
ROMUWSFPU8MP
RO8KS5P83 ..........
ROMUWSFPU8MP
RO8K5P83 ..

ROMUWSFPU8MP
RO8KS5P83 ..........
G5GSEF7VJP5I70
UKSB573 .............
G5GSEF7VJP5170
UK5573 ...
B4TYDEB6GKMZO
031MB27 .............
B4TYDEB6GKMZO
031MB27

03/27/2026

03/27/2026

03/27/2026

03/27/2026

06/12/2025

06/12/2025

05/15/2026

05/15/2026

05/15/2026

10/20/2028

05/15/2026

05/15/2026

...... 2

...... 3,

...... 1,

487,296

513,422

149,506

604,400

,198,196

658,674

572,532

816,894

563,376

668,304

747,700

601,220

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

(133,319

(136,059

(136,059

(28,791

PUT OPTION
JUN31SPXP@5200
BHF553QF2

Index Linked
Annuities

BNP PARIBAS ..

ROMUWSFPU8MP
RO8K5P83

824,720
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION

JUN31SPXP@5200 | Index Linked Equity/Inde ROMUWSFPU8SMP |07/02/2025|06/20/2031

BHF553QF2 ......... Annuities ............. Exh 5 ....... Xewrrvrerennenn BNP PARIBAS .. RO8K5P83 .....ccc. |cvcvcee oevvee e 159]........ 824,720)............ 5200(....... (65,672)..veveverenene [o] PSSR 0f...... (66,598) ...cecvenn |ornen (66,598)....... (11,805)....ccennnen. 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION

JUN31SPXP@4600 | Index Linked Equity/Inde | BANK OF B4TYDEBBGKMZO |07/10/2025|06/20/2031

BHF55U4B5 ......... Annuities ............. Exh 5 ....... Xeorererararenn AMERICANA ... 031MB27 ..coevveves foeveees e oo 121 555,818]............ 4600|....... (30,042).....c0cvvenene [0] SS of....... (37,839) cveveecs |oree (37,839)......... (6,929)......cocvee 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION

JUN31SPXP@5400 | Index Linked Equity/Inde | BANK OF B4TYDEBB6GKMZO |07/16/2025|06/20/2031

BHF56JZP4 ......... Annuities ............. Exh 5 ....... Xevrrvrenennenn AMERICANA ... 031MB27 .cccoevvvves foevees v e 125]........ 675,108]............ 5400(....... (55,088)....vvevrnnne [o] PSSR 0f...... (57,622) e |orne (57,622)....... (10,204).......cen. 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION

JUN26SPXP@5416 | Index Linked Equity/Inde ROMUWSFPUSMP |07/17/2025|06/22/2026

BHF56M6P9 ........ Annuities BNP PARIBAS .. RO8K5P83 .......... |-woeen. B eveenn. 369 1,998,504

PUT OPTION

JUN26SPXP@5418 | Index Linked Equity/Inde ROMUWSFPU8SMP |07/17/2025|06/22/2026

BHF56M6QT ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn BNP PARIBAS .. RO8K5P83 .....ccc. |vcvcee oeveee e 636/......3,445,848|............ 5418|....... (87,857 )..vveveverenne [o] PSSR 0f...... (28,924) .ecveves |ornen (28,924)............. (TR 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION

JUN28SPXP@5259 | Index Linked Equity/Inde ROMUWSFPU8MP |07/17/2025|06/16/2028

BHF56M6X2 ........ Annuities ............. Exh 5 ....... Xeorererararenn BNP PARIBAS .. RO8K5P83 .......... |cececee Jooveee oo 98]........ 515,382|............ 5259....... (27,076)....vcvevcernee [0] SS of....... (27,508) ...cvevens |oree (27,508)......... (4,630).....cccocune 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION

JUN31SPXP@4885 | Index Linked Equity/Inde ROMUWSFPU8SMP |07/17/2025|06/20/2031

BHF56M703 ......... Annuities ............. Exh 5 ....... Xevrrvrenennenn BNP PARIBAS .. RO8K5P83 .....ccc. |vcvcee oeveee e 476]......2,325,260|............ 4885|..... (141,082).c.cenenenee. [o] PSSR Ofe. (172,236) e o (172,236)....... (31,484)..c.ccvennnen. 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION

MAY28RTYP@1775| Index Linked Equity/Inde ROMUWSFPU8MP |07/17/2025|05/19/2028

BHF56M711 ......... Annuities ............. Exh5 ....... Xeorererararenn BNP PARIBAS .. RO8K5P83 .......... |cececee oeveee fovrereaea 151 ... 268,025|............ 1775/....... (15,772).vcvevereennne [0] US of....... [GEX:IED I N (13,811)......... (1,994)....ovnee 0] AR [0] SS 0] RS [o] I 0005 ..........
PUT OPTION

MAY31MXEAP@20 | Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 |07/17/2025|05/16/2031

85 BHF56M760 .... | Annuities ............. Exh5....... Xevrroressanans BANKPLC ....... UKS573 coooccicins e v e 156]........ 325,260)............ 2085|....... (16,182)...cvcvcvcenns (o] TR 0f...... (21,953) ccocces |onanen (21,953)......... (5,689)...ccccveene (0] O (o] TR (0] O [o] IS 0005 ..........
PUT OPTION

MAY26RTYP@1809| Index Linked Equity/Inde ROMUWSFPUSMP |07/17/2025|05/15/2026

BHF56M786 ......... Annuities ............. Exh5....... D SO BNP PARIBAS .. RO8K5P83 .......... |.eeeeee o e 579|...... 1,047, 411............ 1809....... (23,704)....cccuvveeen [0 R Ofeueenes (2,081).veeeeeens o (2,061).......... 2,539 i (0] ST [0 R (0] SRR (V] RPN 0005 ..........
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION

MAY26RTYP@1809| Index Linked Equity/Inde ROMUWSFPU8SMP |07/17/2025|05/15/2026

BHF56M786 ......... Annuities ............. Exh 5 ....... Xewrrvrerennenn BNP PARIBAS .. RO8K5P83 .....ccc. |cvcvcee oevvee e 579|...... 1,047,411 e 1809....... (23,704)...cvcveverennne [o] PSSR (0] S [PX0L5) IR (2,061).......... 2,539 e 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION

MAY26RTYP@1800| Index Linked Equity/Inde ROMUWSFPU8MP |07/17/2025|05/15/2026

BHF56M7B9 ........ Annuities ............. Exh 5 ....... Xeorererararenn BNP PARIBAS .. RO8K5P83 .......... |cececee ooveee fovrerenean 600...... 1,080,000|............ 1800....... (23,922)....0cvcveenne [0] SS (0] O (2,044) c.covve e (2,044).......... pRT:10) 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION

MAY31RTYP@1731| Index Linked Equity/Inde ROMUWSFPU8SMP |07/17/2025|05/16/2031

BHF56M7ES3 ........ Annuities ............. Exh 5 ....... Xevrrvrenennenn BNP PARIBAS .. RO8K5P83 .....ccc. |vcvcee oeveee e 357|........ 617,967|...ccn..... 1731 e (46,042)....0cvcvennnne [o] PSSR 0f...... (45,827 cvveceen |ovnee (45,827)......... (4,827) e 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION

MAY26MXEAP@22 | Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 [07/17/2025(05/15/2026

47 BHF56M7GS8 .... | Annuities BANK PLC ....... UK5573 ... . B 440,412

PUT OPTION

MAY26MXEAP@22 | Index Linked Equity/Inde |BARCLAYS G5GSEF7VJP5I70 |07/17/2025)|05/15/2026

61 BHF56M7J2 ... |Annuities ............. Exh 5 ....... Xevrrvrenennenn BANK PLC ....... UKS573 oo fovveee oo e 186|........ 420,546............ 2261]......... (6,023)vcvcnnnnene [o] PSSR (0] S (1,529) v e (1,529)...cveee IG5} 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION

MAY28MXEAP@22 | Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5170 |07/17/2025|05/19/2028

07 BHF56M7MS5 ... | Annuities ............. Exh 5 ....... Xeorererararenn BANK PLC ....... UKS573 oo foveee o o 63]....... 139,041|............ 2207|......... (5,228)...cvne. [0] SS (0] O (6,364) e e (6,364)......... (1,919) v 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION

JUL31SPXP@4600 Index Linked Equity/Inde ROMUWSFPUSMP |07/24/2025|07/18/2031

BHF578UJ6 ......... Annuities ............. Exh 5 ....... Xevrrvrenennenn BNP PARIBAS .. RO8K5P83 .....ccc. |vcvcee oeveee e 125]........ 575,138|..cccn..... 4600]....... (34,335)...vcverennnne [o] PSSR 0f...... (39,449) .ecvvves |ovnen (39,449)......... (7,210 v 0] ARSI [o] PSS (0] AR [o] 0005 ..........
PUT OPTION

JUL31SPXP@5400 | Index Linked Equity/Inde | BANK OF B4TYDEBBGKMZO |07/30/2025|07/18/2031

BHF57ZFDG ......... Annuities ............. Exh5 ....... Xeorererararenn AMERICANA ... 031MB27 ..coevveves foeveees e oo 184|........ 995,760|............ 5400(....... (77,862)...vcveveennns [0] US of....... (85,458) ..vcvcnens |oree. (85,458)....... QLX) - 0] AR [0] SS 0] RS [o] I 0005 ..........
PUT OPTION

JUL31SPXP@4800 Index Linked Equity/Inde | BANK OF B4TYDEBB6GKMZO |07/30/2025|07/18/2031

BHF57ZFHT ......... Annuities ............. Exh5....... Xevrroressanans AMERICANA ... 031MB27 .eococovevnes fioeeee oo v, 193]........ 925,824|............ 4800]....... (60,167)..cvevcecenens (o] TR 0f...... (67,391 ceccces |ovnnen (67,391)....... (12,396)......c.cev.v.n. (0] O (o] TR (0] O [o] IS 0005 ..........
PUT OPTION

JUL26SPXP@5670 |Index Linked Equity/Inde ROMUWSFPUSMP |08/14/2025|07/17/2026

BHF59ASMS ........ Annuities ............. Exh5....... D SO BNP PARIBAS .. RO8K5P83 .......... |.eeeeee o e 515]...... 2,920,050|............ 5670|....... (75,473).ccccnniieees [0 R 0f....... (43,412) ceeveeeeen | (43,412)......... [GRSKIC) R (0] ST [0 R (0] SRR (V] RPN 0005 ..........
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... DS A BBBK528 ...ovvvvce |ovveceee o e 134........ 467,347[5841  |ereeeeene o] (15,334).ccccreceenne o] [GET1075 S (19,204)......... (G- (1) 0] IS [o] A (0] I 3,738( e 0005 ..........
PUT OPTION

JUL26SPXP@5670 |Index Linked Equity/Inde ROMUWSFPUSMP |08/14/2025|07/17/2026

BHF59ASMS ........ ANNUItIes ............. Exh 5 ... Xevereeneneenen BNP PARIBAS .. ROBK5P83 ....ccoe. [ceevvene v o 515|......2,920,050)............ 5670]....... (75,473). v [o] A o] (43,412) oo [ (43,412)......... (5,936)...cverneee 0] R [o] A 0] S (o] (R 0005 ..........
PUT OPTION

JUL26SPXP@5672 | Index Linked Equity/Inde ROMUWSFPUSMP |08/14/2025|07/17/2026

BHF59ASNS ........ ANNUIties ............. Exh 5 ....... DS BNP PARIBAS .. RO8K5P83 ...cccce. [eeevve v o 385|......2,183,720|............ 5672]....... (56,522)...cucereeenene [o] A o] (32,539 .cecvevrns ferenn (32,539)......... (4,462)..ccereenne. 0] IS [o] A 0] I (o] [ 0005 ..........
PUT OPTION

JUL28SPXP@5511 |Index Linked Equity/Inde ROMUWSFPUSMP |08/14/2025|07/21/2028

BHF59ASS2 ........ ANNUItIes ............. Exh 5 ... Xevereerenennen BNP PARIBAS .. ROBK5P83 ....ccce. [ceevvene Joveecee o 105[..ueene 578,655[....cc.cun. 5511 ]....... (30,776)..ccvcvvrnne L T o] (35,172) ccvvcveen e (35,172)..cuvnve (6,052)...ccennee 0] R [o] A 0] S (o] (R 0005 ..........
PUT OPTION

JUL31SPXP@5049 | Index Linked Equity/Inde ROMUWSFPUSMP |08/14/2025|07/18/2031

BHF59ASV5 ........ Annuities BNP PARIBAS .. RO8K5P83 .......... [wcuue. e e 412 2,080,188|............ 5049 ... (141,724 )....cceercreces Oforururnnnces O (162,342) oo o

PUT OPTION

AUG31SPXP@5400| Index Linked Equity/Inde ROMUWSFPUSMP |08/14/2025)08/15/2031

BHF59FOYS ......... ANNUItIes ............. Exh 5 ... Xevereeneneanen BNP PARIBAS .. ROBK5P83 ....ccce. [ceevvene Joveecee o 139 e 752,328...ccuunne 5400]....... (57,529). v [o] A o] (64,910 ..ocvcvens e (64,910)....... IGRIZRL:) RO 0] R [o] A 0] S (o] (R 0005 ..........
PUT OPTION

AUG31SPXP@4800| Index Linked Equity/Inde ROMUWSFPUSMP |08/14/2025|08/15/2031

BHF59F0Z5 ......... ANNUIties ............. Exh 5 ....... DS BNP PARIBAS .. ROBK5P83 ...cccce. [cevve v o 135[.cuene 648,144|............ 4800....... (41,001). e [o] A o] [CYACTIRY S (47,501)........ (I alr4 RO 0] IS [o] A 0] I (o] [ 0005 ..........
PUT OPTION JPMORGAN

AUG31SPXP@4800| Index Linked Equity/Inde | CHASE BANK  7HBGLXDRUGQFU |08/27/2025(08/15/2031

BHF5ARF40 ........ ANNUItIes ............. Exh 5 ... Xevereerenennen NA. e S5TRNED7 wovvcvns v e o 208]........ 996,624 |............ 4800....... (63,000)....cecvvrnne [o] A o] (73,038 .cocvcvnn [ (73,038)....... (13,404). ..o 0] R [o] A 0] S (o] (R 0005 ..........
PUT OPTION

AUG28SPXP@5559| Index Linked Equity/Inde ROMUWSFPUSMP |09/29/2025|08/18/2028

BHF5C3625 ......... ANNUIties ............. Exh 5 ....... DS BNP PARIBAS .. ROBK5P83 ...cccccet [eoevvine v e [ 505,869)............ 5559|....... (27,376).eeeceeeeenene [o] A o] (31,928 cevevrne e (31,928)......... (GCIK 74 RO— 0] IS [o] A 0] IS (o] [ 0005 ..........
PUT OPTION

AUG26SPXP@5747| Index Linked Equity/Inde ROMUWSFPUSMP |09/29/2025|08/21/2026

BHF5C3658 ......... ANNUties ............. Exh5....... Xeoeoronensenes BNP PARIBAS .. RO8K5P83 ..ococeve livcevee v o, 517]......2,971,199|............ 5747|....... (76,712)..ceeenne o] PR 0l....... (62,432).....cce.. |onvee. (62,432)....... (12,784)...cececennne o] T o] P o] T o] R 0005...........
PUT OPTION

AUG26SPXP@5763( Index Linked Equity/Inde ROMUWSFPUSMP |09/29/2025|08/21/2026

BHF5C36A7 ......... Annuities ............. Exh5....... D SO BNP PARIBAS .. RO8K5P83 .......... |.eeeeee o e 343]...... 1,976,709|............ 5763|....... (51,618)...ccuunneens [0 R 0f....... (42,208)...ovveeees |onnne (42,208)......... (8,726)....eeeeennnes (0] ST [0 R (0] SRR (V] RPN 0005 ..........




¥21°903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
PUT OPTION
AUG26SPXP@5763
BHF5C36A7
PUT OPTION
AUG31SPXP@5203
BHF5C36B5
PUT OPTION
SEP26SPXP@5937
09/18/2026 5937
BHF5FLA92
PUT OPTION
SEP26SPXP@5925
09/18/2026 5925
BHF5FLACS
PUT OPTION
SEP28SPXP@5702
09/15/2028 5702
BHF5FLAH4
PUT OPTION
SEP31SPXP@5397
09/19/2031 5397
BHF5FLAK7
PUT OPTION
AUG26MXEAP@24
29 08/21/2026 2429
BHF5FLAN1

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS
INTERNATIONA  W22LROWP2IHZN
BB6KS528 .............
ROMUWSFPU8MP

BNP PARIBAS .. RO8K5P83

ROMUWSFPU8MP

BNP PARIBAS .. RO8K5P83

G5GSEF7VJP5I70
UK5573

BARCLAYS
BANK PLC

G5GSEF7VJP5I70
UK5573

BARCLAYS
BANK PLC

G5GSEF7VJP5I70
UK5573

BARCLAYS
BANK PLC

G5GSEF7VJP5I70
UK5573

BARCLAYS
BANK PLC
GOLDMAN
SACHS
INTERNATIONA
L ..

W22LROWP2IHZI
BB6KS528 ...

03/27/2026

03/27/2026

03/27/2026

03/27/2026

10/10/2025

05/15/2026

05/15/2026

05/15/2026

10/20/2028

08/21/2026

...... 2

...... 2

...... 1

487,296

513,422

149,506

611,351

,464,800

450,458

,613,703

347,347

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

(133,319

0]..... (1

36,059

(136,059

(28,791

(30,657

(139,998

. 10005

PUT OPTION
AUG31MXEAP@22
04 08/15/2031 2204

BHF5FLASO

Index Linked
Annuities

GOLDMAN
SACHS
INTERNATIONA

W22LROWP2IHZN
BB6K528

10/10/2025

08/15/2031

200,564




621903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION GOLDMAN

AUG31MXEAP@22 SACHS

04 08/15/2031 2204 | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |10/10/2025|08/15/2031

BHF5FLASO ......... Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..ocvvevever. foveee o e L1 200,564(............ 2204|....... (12,704)...cvcvercenns [0] SS of....... (15,042) v |oree (15,042)......... (3,720)...vvreee 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION GOLDMAN

AUG26MXEAP@24 SACHS

26 08/21/2026 2426 | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |10/10/2025|08/21/2026

BHF5FLATS ......... Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..o |oveee v e 217........ 526,442|............ 2426|....... (12,508).....c0cvevreee [0] SS of....... (10,022) e |oree (10,022)......... (4,057).c.ccvvernne 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION GOLDMAN

AUG28MXEAP@23 SACHS

66 08/18/2028 2366 | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |10/10/2025|08/18/2028

BHF5FLAV3 ......... Annuities L. .. BBBK528 .....ccoever. |orenne B 130,130 . 10005 ..

PUT OPTION

AUG26RTYP@207

2 08/21/2026 2072 |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (10/10/2025(08/21/2026

BHF5FLB1S ......... Annuities ............. Exh 5 ....... Xeorererararenn BANK PLC ....... UKS573 oovereeces foveeee oevene e 614/...... 1,272,208|............ 2072|....... (43,416).....cvcvcernene [0] SS of....... (27,368) .cvcvenenes |oree (27,368)............ (604)......e........ 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION

AUG26RTYP@209

1.08/21/2026 2091 |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (10/10/2025(08/21/2026

BHF5FLB42 ......... Annuities ............. Exh 5 ....... Xeorererararenn BANK PLC ....... UKS573 oovereeces foveeee oevene e 621]...... 1,298,511............ 2091|....... (46,221)...vcverennn [0] SS of....... (29,374) v o (29,374)...cvuven. (726)..cevernnee. 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION

AUG31RTYP@193

308/15/2031 1933 |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (10/10/2025(08/15/2031

BHF5FLB67 ......... Annuities ............. Exh5....... Xeorrvrraranans BANKPLC ....... UKS573 oo v v e 272|........ 525,776|............ 1933]....... (42,078)...vcvcrnnnns [o] TR 0f...... (46,275) .cecvces |ovenen. (46,275)......... (4,506)......ccuuen (0] O [o] TR (o] O o] I 0005 ..........
PUT OPTION

AUG28RTYP@203

0 08/18/2028 2030 |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (10/10/2025(08/18/2028

BHF5FLB75 ......... Annuities ............. Exh5....... D ORI BANKPLC ....... UKSBS73 .eeeieeeeein e s 129|........ 261,870|............ 2030]....... (18,287)...ccuueeees [0 R 0f....... (19,443) ..cvvveeens e (19,443)......... (K1) R (0] ST (0] S (0] SRR (V] RPN 0005 ..........




921903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION

AUG28RTYP@203

0 08/18/2028 2030 |Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (10/10/2025(08/18/2028

BHF5FLB75 ......... Annuities ............. Exh 5 ....... Xeorereraranenn BANK PLC ....... UKS573 oo foveee e e 129]........ 261,870)............ 2030]....... (18,287)...cvcvevernne [0] SS of....... (19,443 cocvres |ovee (19,443)......... [X10) U 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION GOLDMAN

AUG31SPXP@5400 SACHS

08/15/2031 5400 | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |10/16/2025|08/15/2031

BHF5FYB69 ......... Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..o |oveee v e 123]........ 662,526|............ 5400(....... (49,247 )...cvcveveenne [0] SS of....... (57,164 .ceceres |oree. (57,164....... (10,056)................ 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION GOLDMAN

AUG31SPXP@4800 SACHS

08/15/2031 4800 | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |10/16/2025|08/15/2031

BHF5FYBBS ........ Annuities . L... .. BBBK528 .....ccoever. |orenne B 635,568 . 10005 ..

PUT OPTION GOLDMAN

OCT26SPXP@6000) SACHS

10/16/2026 6000 | Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |11/14/2025|10/16/2026

BHF5KO0ET4 ......... Annuities ............. Exh 5 ....... Xeorererararenn | IR BBOK528 ..vcvvvever |ovvee v e 129]........ 772,380)............ 6000]....... (32,337).ccvevercinnne [0] SS of....... [PL N AT) I R (26,715)......... (6,882)...cvereee 0] USSR [o] SS (0] USSR [o] 0005 ..........
PUT OPTION

NOV31SPXP@5200|

11/21/2031 5200 | Index Linked Equity/Inde ROMUWSFPUSMP |12/11/2025|11/21/2031

BHF5M7C36 ........ Annuities ............. Exh 5 ....... Xeorererararenn BNP PARIBAS .. RO8K5P83 .......... |cececee ooveee foererena 136|........ 709,228|............ 5200(....... (49,416)............. T I of....... (59,560) M. |ovee (59,560....... (10,223)....cuveee. (0] S K I (0] USSR [o] 0005 ..........
PUT OPTION

JAN32SPXP@5200

01/16/2032 5200. | Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |01/21/2026|01/16/2032

PUT BHF5QNBF1 . | Annuities ............. Exh5 ....... Xewreresessens AMERICANA ... 031MB27 .ocoovvvces |ovvenee oeeiee foeeinas 137 714,792|............ 5200]...ccieeee 0f....... (46,220).....c0nuenee 0f...... [(oIE1e) I (60,159)....... (13,939)....cveennn (0] O [o] TR (o] O o] I 0005 ..........
PUT OPTION

JAN27SPXP@6200

01/15/2027 6200. | Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (02/19/2026(01/15/2027

PUT BHFSTLURS . |Annuities ............. Exh5....... D ORI BANKPLC ....... UKSBS73 .eeeieeeeein e s 122|........ 755,842|............ 6200].......ccennee 0f....... (28,072).......cc..... 0f....... (38,393) ..vvveeaens o (38,393)....... (10,321)...cuviiennn. (0] ST (0] S (0] SRR (V] RPN 0005 ..........




2721903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION GOLDMAN
OCT28SPXP@5841 SACHS
10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /
PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........
PUT OPTION
JAN27SPXP@6200
01/15/2027 6200. | Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (02/19/2026(01/15/2027
PUT BHF5TLURS5 . | Annuities ............. Exh 5 ....... Xeorereraranenn BANK PLC ....... UKS573 oo foveee e e 122]........ 755,842|............ 6200|....0cueuennn of....... (28,072)..ceceveeee. of....... (38,393) .cvcvenens |oree (38,393)....... (10,321 0] USSR [o] SS (0] USSR [o] 0005
PUT OPTION
FEB32SPXP@5800
02/20/2032 5800. | Index Linked Equity/Inde ROMUWSFPUSMP |03/04/2026|02/20/2032
PUT BHF5URKV2 . | Annuities ............. Exh 5 ....... Xeorereraranenn BNP PARIBAS .. RO8K5P83 .......... |cececee oveee foererenea 124|........ 720,070)............ 5800|.....cueurnnnnn of....... (63,688)................ of....... (70,770) v |oree (70,770)......... (7,082).c.cvvreee 0] USSR [o] SS (0] USSR [o] 0005
PUT OPTION
FEB32SPXP@6000
02/20/2032 6000.
PUT BHF5URKWO |Index Linked Equity/Inde ROMUWSFPUSMP |03/04/2026|02/20/2032
........................... Annuities ............. [EXh5 ....... [Xoooeoeoe... |BNP PARIBAS .. RO8K5P83 .....oco. |oeceees s 121,000, 724,620)............ 6000 | O (67,365) v O (74,617) e

................ (136,059).........(2,740)......cc.cc..... O)eeeiieeeen. Ol 0. 856 | ... | 0005

....... 4617 (7252 cevvsireesnes O O] O O .. |0005

0659999999. Subtotal - written options - hedging other - put options (23,127,196 (239,522 (13,073,779) XXX | (13,073,772) (2,404,539

0709999999. Subtotal - written options - hedging other (23,766,137 (550,786 (14,831,515) XXX | (14,831,505) (2,290,587

0779999999. Subtotal - written options - replications 0 0 0] XXX 0 0

0849999999. Subtotal - written options - income generation 0 0 0 XXX 0 0

0919999999. Subtotal - written options - other 0 0 0 XXX 0 0

0929999999. Total written options - call options and warrants (638,941 (311,264 (1,757,736) XXX (1,757,733 113,952

0939999999. Total written options - put options (23,127,196 (239,522 (13,073,779) XXX | (13,073,772) (2,404,539

0949999999. Total written options - caps 0 0 0 XXX 0 0

0959999999. Total written options - floors 0 0 0 XXX 0 0

0969999999. Total written options - collars 0 0 0] XXX 0 0

0979999999. Total written options - other 0 0 0 XXX 0 0

olo|o|o|o|o|o|o|o|o|o|o
olo|o|o|o|o|o|o|o|o|o|o
olo|o|o|o|o|o|o|o|o|o|o
olo|o[o|o[o|o|o|o|o|o|o

0989999999. Total written options (23,766,137) (550,786 (14,831,515] XXX_| (14,831,505] (2,290,587




821903

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/20/2028

487,296

513,422

149,506

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

(133,319

(15,334

(136,059

(19,204

(136,059

(28,791

(19,204

0989999999. Total written options

(23,766,137

(550,786

0] (14,831,515

(14,831,505

Currency Swap
With CITIBANK NA
RCV 5.10 PAY 3.60
07/30/2034
BMEOPLURO
Currency Swap
With CITIBANK NA
RCV 4.02 PAY 2.27
02/03/2027
BMEOWODX4
Currency Swap
With CITIBANK NA
RCV 3.73 PAY 2.97
10/15/2035
BME12GV69
Currency Swap
With CITIBANK NA
RCV 4.27 PAY 3.68
05/15/2030
BME 134325

BMEOPPGA4
ELENIA FINANCE
ovJ

BMEOWODJ5 ERAC
UK FINANCE LTD/
EHI INTERNATI ...

BME12ETP5
HEATHROW
AIRPORT LTD
CLASSA .............
BME13EV06
SOUTH WEST
AIRPORTS
LIMITED

D1..

Currency...

Currency...

Currency...

Currency...

E570DZWZ7FF32T

CITIBANK NA ... WEFA76

E570DZWZT7FF32

CITIBANK NA ... WEFAT76 ..

E570DZWZ7FF32T

CITIBANK NA ... WEFA76

E570DZWZ7FF32T

CITIBANK NA ... WEFA76

12/04/2014

04/15/2015

02/03/2027

10/15/2035

...... 2

... 11,

...... 1,

8,

,688,200

300,941

362,890

332,740

5.1%[3.601%]

4.02%(2.272
%]

3.725%[2.97
%]

14.268%][3.68
%]

31,710

3,555

....... 383,800

569,679]...

... 1,208,900

....... 173,603

....... 476,793

....2,133,174

....... 225,963

594,538|...

....... 202,895

149,298 (....

. |100/100

100/100

100/100

100/100

Currency Swap
With CITIBANK NA
RCV 5.11 PAY 5.18
03/13/2040
BME1QZ9A7

72908P9A6
PLENARY HEALTH
NORTH BAY

Currency...

E570DZWZ7FF32T

CITIBANKNA ... WEFA76

890,066

5.105%[5.182

%]

100/99




621903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........

Currency Swap
With CITIBANK NA

RCV5.11 PAY 5.18 |72908P9A6 [ [ | | [

03/13/2040 PLENARY HEALTH E570DZWZ7FF32T|04/27/2016|03/13/2040 5.105%][5.182

BME1QZ9AT ........ NORTH BAY ........ D1 Currency... |CITIBANK NA ... WEFAT6 ............. R IR [o] 890,066(%)

Currency Swap

With CITIBANK NA

RCV394PAY368| (1 |

09/20/2027 BME26P2Y4 E570DZWZ7FF32T|06/20/2017|09/20/2027 3.943%(3.68

BME27H2HS ........ KEYERA CORP .... |[D 1 .......... Currency... |CITIBANKNA ... WEFAT76 ....ccccove. |oeeeee Joveeee e (o] S 5,349,608/%] = |eeereeiereen (0] S [o] S 5,296/....... 260,120 veveees feerene 197,332 e [o] 92,046 |..c.cvnnnee (0] S (o] S 32,474 .o 100/100 ......
Currency Swap

With CITIBANK NA

RCV 4.69 PAY 2,55 |BME284LX0 | [ | L

09/30/2028 SCANDLINES APS E570DZWZ7FF32T|07/05/2017|09/30/2028 14.693%[2.55

BME283W10 ... | ceeeeeeeneneererereeeeas D1 Currency... |CITIBANKNA ... WEFAT76 ....ccccovre fveeee v o (o] 1,383,255|%]  |eeeeeeeeeen (0] S [o] 9,031....... 193,668 |...cvveeens |orrreirnns [CEL:10 F—— [o] 28,845 [0] S (o] S 10,945( ..ceeee 100/100 ......
Currency Swap

With

CITIGROUPINC BME297XN1

RCV 3.78 PAY 4.86 | AUSGRID .. .

10/01/2032 FINANCE PTY LTD E570DZWZ7FF32T|08/02/2017|10/01/2032 3.777%[4.857

BME297Y83 ...oooov. | ceeeeececincnciciiniaieas D1 Currency... |[CITIBANKNA ... WEFA76 ..ccocoooene |veeee oveeee Jovieivianene, 0].....4,944,128/%] | (o] R [o] T (6,229)....... 695,644 |..cccceeere foannne 687,411 e 0l (111,910). v (o) SRR [o] NP 63,072 ..o 100/100 ......
Currency Swap

With CITIBANK NA |BME2C82S8

RCV 4.09 PAY 4.97 |BROADCAST [ | |

12/14/2027 AUSTRALIA E570DZWZ7FF32T|10/17/2017|12/14/2027 14.088%[4.97

BME2C8F13 ........ FINANCEPTYLT. |D1.......... Currency... [CITIBANKNA ... WEFAT76 ............. |oeeeeeee o s 0f...... 4,310,900(%] | (0] SR (0] R (2,980y)....... 540,100 ..cccccvnn fornens 553,691 |...ccceennnnis 0f....... (99,275).....c.cuuneeees [0 R Ofuecens 28,160] .......... 100/100 ......




081903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........

Currency Swap
With CITIBANK NA |BME2C82S8

RCV 4.09 PAY 497 |BROADCAST [ [ | | [

12/14/2027 AUSTRALIA E570DZWZ7FF32T|10/17/2017|12/14/2027 14.088%[4.97

BME2C8F13 ........ FINANCE PTYLT. |D 1 .......... Currency... |CITIBANK NA ... WEFAT6 ............. R IR 0|......4,310,900(%)] 553,691

Currency Swap

With CITIBANK NA |BME2C87K0

RCV 4.20 PAY 517 |BROADCAST [ | |

12/14/2029 AUSTRALIA E570DZWZ7FF32T|10/17/2017|12/14/2029 14.202%[5.17

BME2CSF70 ........ FINANCE PTYLT. |D 1.......... Currency... |CITIBANKNA ... WEFAT76 ....ccccove. |oeeeee Joveeee e (o] S 1,097,320|%] e (0] S [o] S (928)....... 137,480 |.cecvecn forennne 144,041 [cooeeiennes (o] I (25,270)vcvevenrnne (0] S (o] S 10,567 | cvvvnee 100/100 ......
Currency Swap

With CITIBANK NA

RCV451PAY326| | L [

05/31/2033 BME2DHPZ6 ANNO E570DZWZ7FF32T|11/09/2017|05/31/2033 14.512%[3.263

BME2DJ6EO ........ 2017 e D1 Currency... |CITIBANKNA ... WEFAT76 ....ccccovre fveeee v o (o] 2,920,536/%]  |eeeeeereienn (0] S [o] 9,272........ 17,360 [ v [ 151,794 [ovceerieins [o] 46,309 ... [0] S (o] S 39,108 .......... 100/100 ......
Currency Swap

With CITICORP

SECURITIES

MARKETS RCV BME2EA707

3.56 PAY 1.42 DIMENSIONAL

02/15/2028 FUND ADVISORS E570DZWZ7FF32T|11/21/2017]02/15/2028

BME2EOZH1 ........ LP i D1 Currency... [CITIBANKNA ... WEFA76 ..cccocoeves i e v [o) P 704,100|3.56%[1.42%] |- ..evevenne [o] TN o) T 3,761........ 12,240 (o | 25,3400 [o) P 13,350 |0 (o) PSRN o] T 4,826] .......... 100/100 ......

Currency Swap
With CITIBANK NA | BME4ALPTO

RCV 4.44 PAY 3.15 [ GREAT ROLLING
11/30/2027 STOCK COMPANY E570DZWZ7FF32T|12/04/2017|11/30/2027( | [L... 4.435% /
BME2F2LS7 ........ PLC coiiiiiiiiiee D1.eee. Currency... |CITIBANKNA ... WEFA76 ......ccc..o. |oeveee e s of...... 5,952,633|(3.15%)  |ceeeiiieennne (0] I [o] T 20,826]|........ 58,241 | cccceeees [ 290,227 |..eveeiieenne [o] T 54,841 [.ccciinnnns (0] U (o] I 38,445] .......... 100/100 ......




181°903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........

Currency Swap
With CITIBANK NA [BME4ALPTO
RCV 4.44 PAY 3.15 | GREAT ROLLING
11/30/2027 STOCK COMPANY E570DZWZ7FF32T|12/04/2017|11/30/2027( |  [L... 4.435% /
BME2F2LS7 ........ PLC .ooiiiiiene D1.ees Currency... [CITIBANKNA ... WEFAT76 ...........c. |oeeeeeee s e 0f...... 5,952,633((3.15%)  |.eecieeeeennne (0] S, (0] R 20,826 |........ 58,241]...
Currency Swap
With CREDIT

290,227

AGRICOLE
CORPORATE AND

RCV 4.14 PAY 2.64 |BME2K2ERT [ | |

06/08/2048 WADHAM CREDIT 1VUV7VQFKUOQS (03/08/2018(06/08/2048 14.143%][2.64

BME2K2RW6 COLLEGE ... D1.. Currency... |AGRICOLE CIB . J21A208 . e 2,081,250(%)] .8,061]........ 96,375|... 607,565]|... . 11001100 ......
Currency Swap

With BARCLAYS ~ [BME2NCQF9

PLC RCV 4.82 PAY |SAVILLSHOLDING| [ | |

3.26 06/20/2030 COMPANY BARCLAYS G5GSEF7VJP5170 |05/22/2018|06/20/2030 14.824%[3.26

BME2NCSF7 ....... LIMITED ...c.coev.. D1 Currency... |BANK PLC ....... [U3GT:7< SO IUTOIUUR IUVUIVUR VS (o] 2,700,033/%]  |eeeeeereeenn (0] S [o] 11,003........ 46,833 .. [ 267,228 [o] 52,964 |.ccciinne. [0] S (o] S 27,748 .......... 100/100 ......
Currency Swap

With CREDIT

AGRICOLE

CORPORATE AND |BME2Y7B64

RCV 4.74 PAY 2.97 | QUEEN MARY

01/15/2049 UNIVERSITY OF CREDIT 1VUV7VQFKUOQS (10/31/2018(01/15/2049

BME2Y7K23 ........ LONDON ............. D1 Currency... |[AGRICOLE CIB . J21A208 ....ccooeees |ooeenee e foveeiiienne, 0l...... 5,740,650(4.74%[2.97%] |....cvvevennves o] RN [o) P 23,789|..... (184,275) ........... .... 1,585,639 .0cucinnnns [o] N 118,575 e (o) PSP 0f....... 137,089 .......... 100/100 ......
Currency Swap

With BARCLAYS

BANK PLC RCV

6.30 PAY SONIA  |BRSK7ZXA3ABP | | [ 6.301% /

04/25/2033 ACQUISITIONS UK BARCLAYS G5GSEF7VJP5170 |03/16/2012|04/25/2033 (SONIA+355.

BRSK9OUSN2 ........ LTD .o D1.eel Currency... [BANKPLC ....... UKSBS73 .eeeeieeeeciis e s s 0f...... 3,962,5008BP) | Ofeueiiiainnins (0] R 2,679]....... 665,750|.....cccun fernenns 568,702|................ (0] R 65,875[....ccccnnns [0 R Ofuecees 52,695] .......... 100/100 ......
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........

Currency Swap
With BARCLAYS
BANK PLC RCV

6.30 PAY SONIA BRSK7zXA3ABP ( | 6.301% /

04/25/2033 ACQUISITIONS UK BARCLAYS G5GSEF7VJP5170 |03/16/2012|04/25/2033 (SONIA+355.

BRSKOUS8N2 ........ | 0 . |Currency... |BANKPLC ....... UK5573 . PO R .. 3,962,50018BP)  |.cceeeieeeeeen Ofeceiiieeeennn. 01t 2,679).......665,750 | ... ....568,702 ...52,695] ..

Currency Swap

With UBS AG RCV

4.56 PAY 6.28 BMEOM8KT9QPH | [ | L

08/14/2029 FINANCE CO PTY BFM8T61CT2L1QC |06/11/2014(08/14/2029 14.555%[6.28

BRSNNBMTS ....... LTD ooeiiiiiiiiinnnns D1 Currency... |[UBSAG ........... EMIKS0 .oovvvvviiiiees fooveee s i, (0] 469,350(%] e (0] PR [0 (594)....... 126,900 |ovenns 123,065]....ccuvvnnnnnns (0] (9,025).....ccceeenns [0 T (o] RO 4311 .l 100/100 ......
1019999999. Subtotal - swaps - hedging effective excluding variable annuity guarantees under SSAP No.108 - foreign exchange 0 0 170,864| 5,091,327] XXX 8,680,608 0 697,259 0 0 781,194 XXX XXX
1049999999. Subtotal - swaps - hedging effective excluding variable annuity guarantees under SSAP No.108 0 0 170,864| 5,091,327] XXX 8,680,608 0 697,259 0 0 781,194 XXX XXX
1109999999. Subtotal - swaps - hedging effective variable annuity guarantees under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0] XXX XXX

Currency Swap

With

CITIGROUPINC

RCV 3.75 PAY 1.77

08/17/2027 BME26GCJ6 E570DZWZ7FF32T|05/24/2017(08/17/2027

BME26BWA4 ....... SEGROPLC ........ D1 Currency... |CITIBANKNA ... WEFA76 .....ccoooeee |ovene s i, 0f...... 2,236,000(3.75%[1.77%] |- .cvvvveernnnns (0] PR (0] I 10,546....... (43,922) ..o | (43,922)........ 45,595 i (0] RO [0 T (o] RO 13,137 ool 0009 ..........

Currency Swap
With BARCLAYS
BANK PLC RCV BRSK804T0 PEEL
6.48 PAY 6.55 PORTSPP | | |
12/10/2037 FINANCE LIMITED BARCLAYS G5GSEF7VJP5I70 (11/20/2012(12/10/2037 6.475%[6.55
BRSKOUCP2 ........ | ceeeeeeiieiiieeeieee D1.eee. Currency... |[BANKPLC ....... UKS573 oo o s of...... 2,387,400|1%] e (0] I (0] ISP 5,897|....... 512,925 ..ccccceis [ 512,925(........ 80,324 |........ccnnne (0] S, (0] R (0] B 40,838 .......... 0009 ..........
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .
Currency Swap
With BARCLAYS
BANK PLC RCV
6.48 PAY 6.55
12/10/2037
BRSK9UCP2
Currency Swap
With DEUTSCHE
BANK AG RCV 5.15
PAY SONIA
12/19/2036
BRSK9UDNG
Currency Swap
With CITIBANK NA
RCV 7.01 PAY 6.46
12/05/2033
BRSLHBWB2

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

BRSK804T0 PEEL
PORTS PP
FINANCE LIMITED

BRSK7ZYBO
EVERSHOLT
FUNDING PLC

BMEOL3SB2 Com -
Edwardian Hotel
Group Upsize

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

Currency...

Currency...

Currency...

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

BARCLAYS
BANK PLC

G5GSEF7VJP5I70
UK5573

DEUTSCHE

BANK AG ......... 621K86 ....

E570DZWZ7FF32T

CITIBANK NA ... WEFA76

7LTWFZYICNSX8D

03/27/2026

03/27/2026

03/27/2026

03/27/2026

12/12/2012

12/02/2013

05/15/2026

05/15/2026

05/15/2026

10/20/2028

12/19/2036

12/05/2033

...... 2

6

...... 4

487,296

513,422

149,506

,387,400

,446,800

,831,971

...2096 / 2980

...2496 / 2743

...2248 [ 2820

.6726 /8359 /
5841

6.475%[6.55
%]

......... 5.15% /
(SONIA+260.
7BP)

7.012%[6.46
%]

(133,319

(136,059

....... 512,925

.... 1,391,549

849,070]...

..... (

... 1,

136,059

(28,791

(19,204

849,070

391,549

. |0009

1139999999. Subt

otal - swaps - hedging other - foreign exchan

e

0 38,634

2,709,622

2,

709,622

372,602

226,544

Total Return Swap
With GOLDMAN
SACHS BANK USA
R Tot Ret PAY
FEDL 10/10/2027
BHF4JNUL8

Index Linked
Annuities

Equity/Inde

GOLDMAN
SACHS BANK

KD3XUN7C6T14HN
AYLUO2

09/30/2024

10/10/2027

...... 4

,186,362

..... S&P 500 /
(FEDLO1+-
318P)

(34,545

..... (

282,407

Total Return Swap
With GOLDMAN
SACHS BANK USA
R Tot Ret PAY
FEDL 10/10/2027
BHF4JNW02

Index Linked
Annuities

GOLDMAN
SACHS BANK

KD3XUN7C6T14HN
AYLUO2

515,753

NASDAQ 100
Stock Index /
(FEDLO1+24B

P)

(62,251
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh 5 ....... Xeorereraranenn | IR BBOK528 ..vcvvevver fovvee v e 134|........ 467,347[6841 | of....... (15,334)..c.cvrneen. of....... (19,204 ...cvves |oveve (19,204......... [CX:740) U 0] USSR [o] SS 0] AU 3,738| oo 0005 ..........

Total Return Swap
With GOLDMAN

SACHS BANK USA NASDAQ 100

R Tot Ret PAY GOLDMAN Stock Index /

FEDL 10/10/2027  |Index Linked Equity/Inde | SACHS BANK  KD3XUN7C6T14HN|09/30/2024|10/10/2027 (FEDLO1+24B

BHF4JNWO2 ........ Annuities ............. Exh 5 ....... Xeorererararenn USA cooovvne. AYLUOZ oo oo oo i 0f........ 515753P) | (0] AU [o] . (4,959)....... (41,066)...cocvens |ovee. (41,066Y....... (62,251 0] USSR [o] SS 0] AU 3,188 ... 0005 ..........

Total Return Swap
With GOLDMAN
SACHS BANK USA

R Tot Ret PAY GOLDMAN Russell 2000 /.
FEDL 10/10/2027  |Index Linked Equity/Inde | SACHS BANK  KD3XUN7C6T14HN|09/30/2024|10/10/2027 (FEDLO1+-

BHF4JNWAO ....... Annuities USA ... AYLUO2 ... . e 395,354/43BP) (22,061 . 10005 ..
Total Return Swap

With WELLS

FARGO BANK NA

R Tot Ret PAY Russell 2000 /

FEDL 04/10/2028 |Index Linked Equity/Inde | WELLS FARGO KB1H1DSPRFMYM |03/13/2025|04/10/2028 (FEDLO1+-

BHF4WEBBSG ....... Annuities ............. Exh5 ....... Xewrvrrerennens BANK, NA ........ CUFXTO09 coovvees foovvieee foveeeee e (o] S 1,713,201/64BP)  |oeecerenene (0] S (o] I (12,679)....... (88,396) .vvvennn |orenne (88,396)..... (150,284)......curenene (0] S (0] S (o] S 12,205( coveee 0005 ..........
Total Return Swap

With WELLS

FARGO BANK NA

RTotRetPAY | [ (e S&P 500 /

FEDL 04/10/2028 |Index Linked Equity/Inde | WELLS FARGO KB1H1DSPRFMYM |03/13/2025|04/10/2028 (FEDLO1+-

BHF4WED99 ....... Annuities ............. Exh5 ....... Xewreresessens BANK, NA ........ CUFXT09 oovoieeee foovieee oiieee i 0l...... 8,372,724/49BP)  |iceiene. o] RN [o] N (65,355)..... (537,986 ....coene fonnnn (537,986)..... (908,214 )...cvcveinnnns o] RN (o) PSP 0f........ 59,648 .......... 0005 ..........
Total Return Swap

With WELLS

FARGO BANK NA NASDAQ 100

R Tot Ret PAY Stock Index /

FEDL 04/10/2028 |Index Linked Equity/Inde | WELLS FARGO KB1H1DSPRFMYM |03/13/2025|04/10/2028 (FEDLO1+3BP

BHFAWEEVY ....... Annuities ............. Exh5....... D SO BANK, NA ........ CUFXTO9 ..oveveeees [ s e, 0f...... 2,578,766)) | Ofeueiiiainnins 0f....... (23,453)..... (196,751) ..evveeen |onee (196,751)..... (313,325).......cc.e. (0] ST [0 R Ofuecees 18,371 e 0005 ..........




681903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN
OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh5 ....... Xewrrrreennens | I BBBK528 ...ooveveeee foveeee e e 134/........ 467,347[5841  |eieeeeeenne [o] N (15,334).c.ccvenene (o] N (19,204) .cveevene o (19,204)......... [CX:740) R (0] S (0] S o] 3,738 v 0005 ..........
Total Return Swap

With WELLS

FARGO BANK NA NASDAQ 100

R Tot Ret PAY Stock Index /

FEDL 04/10/2028 |Index Linked Equity/Inde | WELLS FARGO KB1H1DSPRFMYM |03/13/2025|04/10/2028 (FEDLO1+3BP

BHF4WEEVO ....... Annuities ............. Exh5 ....... Xewrvrrerennens BANK, NA ........ CUFXTO09 coovvees foovvieee foveeeee e (o] S 2,578,766))  |eeeeieen (0] S (o] I (23,453)..... (196,751) cvvovevens fonnen (196,751)..... (313,325} (0] S (0] S (o] S 18,371 | covvvnee 0005 ..........
Total Return Swap .MSCI EAFE -

With GOLDMAN PRICE

SACHS BANK USA RETURN

R Tot Ret PAY GOLDMAN INDEX /

FEDL 04/10/2028 |Index Linked Equity/Inde | SACHS BANK  KD3XUN7C6T14HN|03/13/2025|04/10/2028 (FEDLO1+-

BHF4WJBM?T ....... Annuities X. USA ... AYLUO2 ... . e 1,185,856|181BP) (45,738)..... (104,686). ..0f.. . 10005 ..
Total Return Swap

With

MORGANSTANLEY

CAPITALSERVICE MORGAN

R Tot Ret PAY STANLEY | S&P 500 /

FEDL 10/10/2027 |Index Linked Equity/Inde | CAPITAL 17331LVCZKQKX5T|03/18/2025|10/10/2027 (FEDLO1+-

BHF4WP775 ........ | Annuities X. SERVICES ....... 7XV54 . R 49BP) (18,712 . 10005 ..
Total Return Swap

With

MORGANSTANLEY

CAPITALSERVICE MORGAN

R Tot Ret PAY STANLEY NASDAQ 100

FEDL 10/10/2027 |Index Linked Equity/Inde | CAPITAL 17331LVCZKQKX5T|08/11/2025|10/10/2027 Stock Index /

BHF596MST7 ........ Annuities ............. Exh5....... D SO SERVICES ....... TXVE4 i o s e 0f...... 2,578,766[(FEDLO1)  |..ccceeeeen. (0] SR 0f....... (23,261)..... (196,656) .....cccenn |-nnee (196,656)..... (310,583)................ (0] SRR [0 R Ofuecens 15,942] .......... 0005 ..........




981903

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN
OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . | Annuities ............. Exh5 ....... Xewrrrreennens | I BBBK528 ...ooveveeee foveeee e e 134/........ 467,347[5841  |eieeeeeenne [o] N (15,334).c.ccvenene (o] N (19,204) .cveevene o (19,204)......... [CX:740) R (0] S (0] S o] 3,738 v 0005 ..........
Total Return Swap

With

MORGANSTANLEY

CAPITALSERVICE MORGAN

R Tot Ret PAY STANLEY NASDAQ 100

FEDL 10/10/2027 |Index Linked Equity/Inde | CAPITAL 17331LVCZKQKX5T|08/11/2025|10/10/2027 Stock Index /

BHF596MS7 ........ ANnuities ............. Exh 5 ....... Xewrereenennens SERVICES ....... TXVE covvviivcenes fovieee foeeeee i (o] 2,578,766|(FEDLO1)  |oveeevreencnes (0] S [o] B (23,261)..... (196,656) -..vvvvne [ornne (196,656)..... (310,583)...cvcvevrnnnne 0] ARSI [o] PSS 0f....... 15,942 ..o 0005 ..........

Total Return Swap
With GOLDMAN
SACHS BANK USA

R Tot Ret PAY GOLDMAN Russell 2000 /

FEDL 10/10/2027 |Index Linked Equity/Inde | SACHS BANK KD3XUN7C6T14HN|08/11/2025|10/10/2027 (FEDLO1+-

BHF596RA1 ......... Annuities ............. Exh 5 ....... Xevriieirnnnens USA ..o /AN X 07 O O A 0f...... 1,186,062|66BP) ...l (0] S, (0] R (8,719)....... (62,139) evvveeeeen o (62,139)..... (100,691).....c0vvennne (0] S, (0] R (0] R 7,332 e 0005 ..........
Total Return Swap .MSCI EAFE -

With GOLDMAN PRICE

SACHS BANK USA RETURN

R Tot Ret PAY GOLDMAN INDEX /

FEDL 10/10/2027 |Index Linked Equity/Inde | SACHS BANK KD3XUN7C6T14HN|08/12/2025|10/10/2027 (FEDLO1+-

BHF59A2XJ ......... |Annuities USA ... AYLUO2 ... .. s 1,185,856|176BP) (48,346)..... (104,507). .. 0]... - 10005 ..
Total Return Swap

With BANK OF

AMERICA NA R Tot

RetPAYFEDL | | | 0 e S&P 500/

10/10/2027 Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |08/12/2025|10/10/2027 (FEDLO1+-

BHF59ANC2 ........ Annuities ............. Exh 5 ....... ) COPPPRN AMERICANA ... 031MB27 ....ccocoevns fovvenee s i 0f...... 1,744,318[41.5BP)  |...cceeees (0] I Of....... (13,940)..... (114,926) ..o [oen (114,926})..... (187,549)......0veennen (0] (0] E 0f........ 10,784] .......... 0005 ..........
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026 MORGAN
2980. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HP2 ........ Annuities ............. Exh5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee oeveee e 192|........ 487,296|...2096 / 2980 |................ 0f..... (133,319)....cocoenee. 0f..... (136,059) .........e. |..... (136,059)......... (2,740).....ocvvee 0] USSR [o] SS 0] ST FL1:T) - 0005 ..........
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026 MORGAN
2743. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HS6 ........ Annuities ............. Exh 5 ....... Xeorereraranenn INTL. PLC ........ F3BB653 .oovevevenes foveee oevene e 196|........ 513,422|...2496 / 2743|................ of....... (34,263)....cecnee. of....... (39,998) ...cvenes |ornne (39,998......... (5,735 cveverernen 0] USSR [o] SS 0] ST 901 | vevnnn 0005 ..........
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026 MORGAN
2820. CALL Index Linked Equity/Inde [ STANLEY & CO  4PQUHN3JPFGFN |03/27/2026|05/15/2026
BHF5X6HU6 ......... Annuities ............. Exh 5 ....... Xeorererararenn INTL. PLC ........ F3BB653 .ooveveveres foveee foeveeee oo 59]........ 149,506|...2248 / 2820 |................ of....... (26,591)..c.cuvnreeen. of....... (28,791 cveeees |oree (28,791)......... (2,200).....ccvveee 0] USSR [o] SS 0] ST 262| o 0005 ..........
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;

PUT OPTION GOLDMAN

OCT28SPXP@5841 SACHS

10/20/2028 5841.  |Index Linked Equity/Inde |INTERNATIONA W22LROWP2IHZN |03/27/2026|10/20/2028 .6726 / 8359 /

PUT BHF5X6SGO . |Annuities ............. Exh5 ....... Xewaereernnnnnn | BB6K528 ......oecoees foeviies s e 134(........ 467,347(6841 | (0] U (15,334 )i (0] U (19,204) .ccovvnvees foennne (19,204)......... [CR:740) RUTT—— [0 PO [0 O (0] PP 3,738 .o 0005 ..........

Total Return Swap

With BANK OF

AMERICA NA R Tot

RetPAYFEDL | | 0 0 S&P 500/

10/10/2027 Index Linked Equity/Inde | BANK OF B4TYDEB6GKMZO |08/12/2025|10/10/2027 (FEDLO1+-

BHF59ANC2 ........ Annuities ............. Exh5 ....... X.. ... |AMERICANA ... 031MB27 ............. s R .. . 1,744,318(41.5BP) (114,926) ..cveeeee |onnee (114,926)..... (187,549)...cccvvvennnnns 0].. . |0005 ...

Total Return Swap .MSCI EAFE -

With BARCLAYS PRICE

BANK PLC R Tot RETURN

Ret PAY FEDL INDEX /

02/10/2027 Index Linked Equity/Inde | BARCLAYS G5GSEF7VJP5I70 (03/31/2026(02/10/2027 (FEDLO1+-

BHF5QN3X1 ........ Annuities ............. Exh5 ....... D U BANK PLC ....... UKSB573 cooieieeeee foevvee s e [0 2,204,064[160BP)  [.ccceeeeneeens [0 PP (0] . (8,368)....... (87,055) ..ccuuneees fonnnns (87,055)....... (87,055)....cccceeennnnn [0 PO [0 O (0] 10,254 .......... 0005 ..........

Total Return Swap

With BNP PARIBAS

SARTotRetPAY | (e S&P 500/

FEDL 02/10/2027 |Index Linked Equity/Inde ROMUWSFPUSMP |03/31/2026|02/10/2027 (FEDLO1+-

BHF5QNBRS ....... Annuities ............. Exh5....... Xeverrrernnnnns BNP PARIBAS .. RO8KS5P83 ......ccc. |oceeee  oeeee i 0]...... 3,276,08744BP)  |iiiinns (0] PR 0f....... (20,093)..... (131,446) ........... |..... (131,446)..... (131,446)....cccvvvnnnns (0] RO [0 T (o] RO 15,241 .......... 0005..........
1149999999. Subtotal - swaps - hedging other - total return 0 0 (231,616) (1,873,685] XXX (1,873,685] (2,973,768 0 0 0 198,838 XXX XXX
1169999999. Subtotal - swaps - hedging other 0 0 (192,982 835,937 XXX 835,937| (2,601,166 0 0 0 425,382| XXX XXX
1229999999. Subtotal - swaps - replication 0 0 0 0 XXX 0 0 0 0 0 0] XXX XXX
1289999999. Subtotal - swaps - income generation 0 0 0 0 XXX 0 0 0 0 0 0] XXX XXX
1349999999. Subtotal - swaps - other 0 0 0 0 XXX 0 0 0 0 0 0] XXX XXX
1359999999. Total swaps - interest rate 0 0 0 0 XXX 0 0 0 0 0 0] XXX XXX
1369999999. Total swaps - credit default 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1379999999. Total swaps - foreign exchange 0 0 209,498 7,800,949 XXX 11,390,230 372,602 697,259 0 0| 1,007,738] XXX XXX
1389999999. Total swaps - total return 0 0 (231,616) (1,873,685] XXX (1,873,685] (2,973,768 0 0 0 198,838 XXX XXX
1399999999. Total swaps - other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1409999999. Total swaps 0 0 (22,118 5,927,264] XXX 9,516,545| (2,601,166 697,259 0 0 1,206,576 XXX XXX
1479999999. Subtotal - forwards 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
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CALL OPTION
MAY26MXEAC@20
96 05/15/2026
2096. CALL
BHF5X6HG2; CALL
OPTION
MAY26MXEAC@29
80 05/15/2026
2980. CALL
BHF5X6HP2
CALL OPTION
MAY26MXEAC@24
96 05/15/2026
2496. CALL
BHF5X6HHO; CALL
OPTION
MAY26MXEAC@27
43 05/15/2026
2743. CALL
BHF5X6HS6
CALL OPTION
MAY26MXEAC@22
48 05/15/2026
2248. CALL
BHF5X6HK3; CALL
OPTION
MAY26MXEAC@28
20 05/15/2026
2820. CALL
BHF5X6HJ6
CALL OPTION
OCT28SPXC@672
6 10/20/2028 6726.
CALL BHF5X6SL9;
CALL OPTION
OCT28SPXC@835
9 10/20/2028 8359.
CALL BHF5X6SJ4;
PUT OPTION
OCT28SPXP@5841
10/20/2028 5841.
PUT BHF5X6SGO .

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Index Linked
Annuities

Equity/Inde

Equity/Inde

Equity/Inde

Equity/Inde

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO  4PQUHN3JPFGFN
INTL. PLC F3BB653

MORGAN
STANLEY & CO 4PQUHN3JPFGFN
INTL. PLC F3BB653

GOLDMAN
SACHS

INTERNATIONA  W22LROWP2IHZN
BB6K528

03/27/2026

03/27/2026

03/27/2026

03/27/2026

05/15/2026

05/15/2026

05/15/2026

10/20/2028

........ 487,296|...2096 / 2980

........ 513,422|...2496 / 2743

........ ...2248 [ 2820

149,506

.6726 /8359 /
........ 467,347]5841

(133,319

(136,059

(136,059

....... (28,791

....... (19,204

1479999999.

Subtotal - forwards

0

1509999999.

Subtotal - SSAP No. 108 adjustments

0

1689999999.

Subtotal - hedging effective excluding variable annuity guarantees under SSAP No.108

170,864

5,091,327

8,680,608

781,194

1699999999.

Subtotal - hedging effective variable annuity guarantees under SSAP No.108

o|o|o|o

0

0

0

0

1709999999.

Subtotal - hedging other

131,259,797

(42,598,207

(192,982

180,207,190

180,207,201

(31,112,975

14,675,599

1719999999.

Subtotal - replication

0

0

0

0

0

0

0

1729999999.

Subtotal - income generation

0

0

0

0

0

0

0

1739999999.

Subtotal - other

0

0

0

0

0

0

0

1749999999.

Subtotal - adjustments for SSAP No. 108 derivatives

0

0

0

0

0

0

0

1759999999 - Totals

131,259,797

(42,598,207

(22,118

185,298,517

188,887,809

(31,112,975

15,456,793

(a) Code

Description of Hedged Risk(s)

{BLANK}

Code

0004 ...
0005
0009 ...

....| Hedges the interest rate risk of liabilities
.| Hedges the equity risk of liabilities
.| Hedges the currency risk of foreign currency denominated assets
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Futures Contracts Open as of the Current Statement Date

SCHEDULE DB - PART B - SECTION 1

1 2 3 4 5 6 7 8 9 10 11 12 13 14 Highly Effective Hedges 18 19 20 21 22
15 16 17
Change in
Variation Change in
Description Margin Variation Hedge
of ltem(s) Gain Margin Effectiveness
Hedged, Date of (Loss) Used| Cumulative Gain at
Used for Type(s) | Maturity Book/ to Adjust | Variation (Loss) Inception
Number Income Schedule/ of or Transac- | Reporting Adjusted Cumulative | Deferred Basis of | Margin for |Recognized and at Value of
Ticker of Notional Generation Exhibit Risk(s) Expira- Trade tion Date Carrying Variation | Variation Hedged All Other | in Current Potential Quarter-end | One (1)
Symbol | Contracts Amount Description or Replicated Identifier (a) tion Exchange Date Price Price Fair Value Value Margin Margin Item Hedges Year Exposure (b) Point
S&P500 EMINI Index Linked Equity/Inde SNZ20JLFK8MNN
ESM6 ...... [eeeeneee 7 ...... 24,640,313 [JUN 26 ............... Annuities ............ Exh5....... D R RPN CME ....ccoovnnee CLQOF39 ....ccoevves |oeriees e 6,289.7799 |6,570.7500 |.......... 669,253 |.......... 669,253 |......cceeeenns (0 S (0] ER. 0f...... 424,660 |...... 424,660 |...... 1,683,600 |0005 .........c.. [eeverrnnnnnnee 50
MSCI EAFE INDEX| Index Linked Equity/Inde 5493000F4Z033MV
MFSMG6 ... |........... 123 |...... 17,841,765 [JUN 26 ............... Annuities ............ Exh5....... N | (O] = 32P92 ...ciiiiiiiiiiien e e 2,825.1816 | 2,901.1000 |.......... 560,265 |.......... 560,265 |......ccceeenns (0 S (0] ER. 0f...... 466,898 |...... 466,898 |......... 667,758 |0005 ........ovve [eeviiiiinnnnns 50
RUSSELL 2000
EMINI CME JUN |Index Linked Equity/Inde SNZ20JLFK8MNN
RTYM6 ... |cceeeeeee 88 |...... 10,425,630 |26 ......coveeeeennnnns Annuities ............ Exh5....... ) S CME .....ccceeeee CLQOF39 ....oceveees forneees ] 2,338.2050 [ 2,512.2000 |.......... 331,164 |.......... 331,164 |..ccveeeenne [0 F, [0 O 0l..... 137,528 ...... 137,628 |......... 837,885 (0005 ........cce. | cenrvnenennne 50
S&P500 EMINI Index Linked Equity/Inde SNZ20JLFK8MNN
ESM6 ...... |cceeeeenne 31 | 9,527,588 [JUN 26 ............... Annuities ............ Exh5....... ) S CME .....cceeeeen. CLQOF39 ....oceveees forneees ] 6,181.9903 | 6,570.7500 |.......... 249,503 |.......... 249,503 |.....ccuvnennn [0 F, [0 O 0l..... (54,497)|....... (54,497)......... 650,992 |0005 .......cccee | eeirinnnnnnne 50
MSCI EAFE INDEX] Index Linked Equity/Inde 5493000F4Z033MV
MFSM6 .... [.ccconnnes 20 |........ 2,756,045 [JUN 26 ............... Annuities ............ Exh5....... ) S ICE v 32P92 ..o [ ] 2,775.483312,901.1000 |............ 83,106 |....cuvvenn 83,106 |-..uvvveeeannne [0 F, [0 O 0l..... (19,438)|....... (19,438)......... 103,150 |0005 .....coeeees [rreriinnnnns 50
NASDAQ 100 E- |Index Linked Equity/Inde SNZ20JLFK8MNN
NQM6 ...... [ [<J) 4,304,700 [MINI JUN 26 ....... Annuities ............ Exh5....... ) S CME .....cceeeeen. CLQOF39 ....cceveees fornenes ] 24,465.8487(23,915.0000.......... 139,545 |.......... 139,545(..........e. [0 F, [0 O 0l...... (99,153)|....... (99,153)......... 317,655 0005 ........cco. | cevvvnenennne 20
RUSSELL 2000
EMINI CME JUN  |Index Linked SNZ20JLFK8MNN
RTYMS .... |.. L9 2,260,980 |26 ... . | Annuities ... . CLQOF39.....cccccee foonnnnn .12,357.0360 | 2,512.2000 |.... L7213 | 7213 [0 0. .. ...21,796|......... 181,710 (0005 .......coo. [eenennnnnneee 50
1539999999. Subtotal - long futures - hedging other 2,104,949 2,104,949 0 0 0 877,794 877,794 4,442,750 XXX
1579999999. Subtotal - long futures 2,104,949 2,104,949 0 0 0 877,794 877,794| 4,442,750 XXX
1649999999. Subtotal - short futures 0 0 0 0 0 0 0 0 XXX
1679999999. Subtotal - SSAP No. 108 adjustments 0 0 0 0 0 0 0 0 XXX
1689999999. Subtotal - hedging effective excluding variable annuity guarantees under SSAP No.108 0 0 0 0 0 0 0 0 XXX
1699999999. Subtotal - hedging effective variable annuity guarantees under SSAP No.108 0 0 0 0 0 0 0 0 XXX
1709999999. Subtotal - hedging other 2,104,949 2,104,949 0 0 0 877,794 877,794 4,442,750 XXX
1719999999. Subtotal - replication 0 0 0 0 0 0 0 0 XXX
1729999999. Subtotal - income generation 0 0 0 0 0 0 0 0 XXX
1739999999. Subtotal - other 0 0 0 0 0 0 0 0 XXX
1749999999. Subtotal - adjustments for SSAP No. 108 derivatives 0 0 0 0 0 0 0 0 XXX
1759999999 - Totals 2,104,949 2,104,949 0 0 0 877,794 877,794 4,442,750 XXX
Beginning Cumulative Ending
Broker Name Cash Balance Cash Change Cash Balance
WELLS FARGO BANK, N A L.ttt ssssssssssssssssssssssnsssnnnnns |oeeeeeeseeseeneeeesnennes (RN L)) P 2,174,468 |..................... 2,104,949
Total Net Cash Deposits (69,519) 2,174,468 2,104,949

(a) Code Description of Hedged Risk(s)
{BLANK} .
(b) Code Financial or Economic Impact of the Hedge at the End of the Reporting Period
0005 ............. L T=a o T (g T T U Y ET Qo =T =T PP EPPPPRR
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SCHEDULE DB - PART D - SECTION 1

Counterparty Exposure for Derivative Instruments Open as of Current Statement Date

1 2 3 Counterparty Offset Book/Adjusted Carrying Value Fair Value 12 13
Credit 4 5 6 7 8 9 10 11
Master Support Fair Value of Present Value Contracts With Contracts With
Description of Exchange, Agreement Annex Acceptable of Financing Book/Adjusted Book/Adjusted Exposure Net of Contracts With Contracts With Exposure Potential Off-Balance
Counterparty or Central Clearinghouse (Y orN) (Y orN) Collateral Premium Carrying Value >0 | Carrying Value <0 Collateral Fair Value >0 Fair Value <0 Net of Collateral Exposure Sheet Exposure
0199999999 - Aggregate Sum of Exchange Traded Derivatives XXX XXX XXX 0 2,104,949 0 2,104,949 2,104,949 0 2,104,949 4,442,750 4,442,750
B4TYDEB6GKMZO0
BANK OF AMERICA NA ..o 31MB27 oo eeeieees ) SUPTIRTTT U | STPTIT F 4,140,457 |ceveeeeeeennnnn 3,861,356 |....ccvvvnnnnnnns 9,996,315 |...cevvvnennnns (1,766,003)[...ccccevennnnnnns 228,499 [.coeeeeeinnnns 9,996,315 [ ..ccvvvvnnnnnnn (1,766,003)|-+vvuueeeennnn 4,089,855 |....covvuneeaenne 142,129 |.ccviiieieeeene 142,129
G5GSEF7VJP5170U
BARCLAYS BANK PLC ... . K5573 . Y Y .6,225,000 |.... .... 869,851 |... ...10,314,857 . (1,208,671)|.... 2,011,335 |... ...10,438,203 | .... .3,004,532 |... . 440,467 .. 440,467
ROMUWSFPUBMP
BNP PARIBAS ... O8KS5P83 .....coeeevvee eveiaens ) SUPTIRTTT U | STPTITT F 5,880,575 |..ccevvnnnnenn 1,447,771 oo 10,521,169 |..euneeeeenn (2,254,605)|.....cccvvnnnnnnnns 938,218 [.coeeeeenennns 10,521,169 [ ..ccvvvennnnnns (2,254,605)|-..uuueeeeeennnn 2,385,989 |..ccevvvniiaenee 328,687 [..oeeeeeieeen 328,687
E570DZWZ7FF32T
CITIBANK NA L. WEFAT76 ...cooveeeeeee foeeeeeene ) SUPTIRTTT U | STPTITT F 6,999,213 [..oeeiiiiiieeee s (0] 5,756,195 |..ccevvnneeeeennnn (GRS | RN [0 A 6,945,864 [....ccevvneeenne (44,909)|...cccvmniiiiiiees [0 590,438 [..oeieeeiieeeeeeeeee 0
1VUV7VQFKUOQSJ
CREDIT AGRICOLE CIB ...ceviiiiieeieeiee e 21A208 ... o ) SUPTIRTTT U | STPTIT FE 2,150,000 [..oeeeeeeieeeeeeiieeeees (V) 96,375 |eeeeiieeeeeennns (184,275)].ceeeeeeeeeeeeeeeeeins [0 AT 2,193,204
7LTWFZYICNSX8D6
DEUTSCHE BANK AG .....cciiiiiiiiieeieeie e e 21K86 ..o foeeeeeee ) SUPTIRTTT U | STPTIT FE 1,363,734 |oeeeeeeeeeeeee e (0] 1,201,992 |.eeviiieeeeee e [0 [0 AT 1,201,992
KD3XUN7C6T14HN
GOLDMAN SACHS BANK USA ... AYLUO2 .....covvvieees o ) SUPTIRTTT I | T RN [0 N [0 [0 O (501,757 eeeeeeeeeieeee s [0 0
W22LROWP2IHZNB
GOLDMAN SACHS INTERNATIONAL .....oeeviieiiiniiannns BBKS528 ....cceveieieee s ) SUPTIRTTT I | T RN [0 N (0] R 165,717,650 |............ (200,678,978)|--vvuueeeeennnneeeeennnnnns [0 AU 165,717,650
7H6GLXDRUGQFUS
JPMORGAN CHASE BANK N.A. ..... . 7TRNE97 Y Y .... 674,063 |... ...35,808,398 . (3,336,006)|.... ...35,808,398 | ....
4PQUHN3JP
MORGAN STANLEY & CO INTL. PLC ....ccevvviieeeeennn 3BB653 ...cceeiiiiieieee s ) SUPTIRTTT U | SUPTTT R 88,505,294 |.........e... 63,584,858 |............. 165,676,691 |...cccvneennnt (12,364,408) 165,676,691
17331LVCZKQKX5T7
MORGAN STANLEY CAPITAL SERVICES ................. XVB4 oeiiiiiiiiiieeee oo ) SUPTIRTTT U | STTTIT K 828,999 [..iiiiiiiiii e [0 [0 O (215,370)]cvvmeeeeeeenaeeeeeennnns [0 0
0Z3VO5H2G7GRS0
NOMURA GLOBAL FINANCIAL PRODUCTS INC ....... [512] 5 ik R I ) SUPTIRTTT U | SUPTTT R 10,982,393 |...oeeeeininnnns 6,006,591 |....ccevvennnnnns 3,423,464 |...ccovveieeeennn (75,961)]-ceeeeeeieeeeieieeeeeeee [0 AT 3,423,464
BFM8T61CT2L1QCE]
UBS AG ..t e ettt e e eene MIKSO0 ..coveeeeieiiiiies Jeenieees ) SUPTIRTTT U | STTTIT K 250,000 [.eeeeenieeeeeeeeeeees [0 126,905 |.cceveeeeeeeeee e [0 [0 AR 123,065 | .eveeieeeieiiie e [0 N (0] 4,311 | 0
KB1H1DSPRFMYMC
WELLS FARGO BANK, NA ... UFXT09 .oovviiiiieninn oeeeennnns Yooooooos feeeeeennns L TP T 1,927,100 |.eevvnniiieeiniieeeeeennes [0 177,428 [..ooevnnes (888,966)]-.v--ueeeerneniaiaeinennnns O f i 177,428 | .oveeeeeeennnnns (888,966)|-cvvvuuneeerernniiiaeeeannns [0 102,432 [.ceeeiiiieieiniee e 0
0299999999. Total NAIC 1 Designation 158,869,791 76,444,490 408,817,439 (223,518,922) 6,581,486 412,223,443 (223,335,634)| 77,185,935 15,456,793 5,103,947
0899999999. Aggregate sum of central clearinghouses (excluding exchange traded) 0 0 0 0 0 0 0 0 0 0

0999999999 - Gross totals 158,869,791 76,444,490 410,922,388 (223,518,922) 8,686,435 414,328,392 (223,335,634)| 79,290,884 19,899,543 9,546,697
1. Offset per SSAP No. 64 0 0
2. Net after right of offset per SSAP No. 64 410,922,388 (223,518,922)
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Collateral Pledged by Reporting Entity

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART D - SECTION 2

Collateral for Derivative Instruments Open as of Current Statement Date

1 2 3 4 5 6 7 8 9
Book/Adjusted Type of
Exchange, Counterparty CUSIP Carrying Maturity Margin
or Central Clearinghouse Type of Asset Pledged Identification Description Fair Value Par Value Value Date (1, V or IV)
KD3XUN7C6T14HN SOUTHWEST GAS CORP CALLABLE NOTES FIXED 4.15%
GOLDMAN SACHS BANK USA ...t eeennas AYLUOZ ......cceeeeeeeee Domestic Bond ..........uoeieiiiiiiiiiieeinieeeeeeee 845011-AB-1 .... [01/JUN/2049 USD 1000 ....ccemruueieeimnnnaeeeemmnnaeeeeennnaaeeeennnnaeeeennnnaaees [rrreeeeemnnnnneeeennnns 391,175 e 519,000 [-eeeevmnnieeeeenninnns 518,771 .. 06/01/2049 ..|...... IV.......
W22LROWP2IHZNB BORGWARNER INC CALLABLE NOTES FIXED 4.375% 15/MAR/2045
GOLDMAN SACHS INTERNATIONAL ...coviiieieeeiiiee e BBK528 ......covvnnnenen Domestic Bond ..........uoeieiiiiiiiiiieeinieeeeeeee 099724-AH-9 ... [USD 1000 .....ieieeruieeeeeeene e e e eeee e e e eeeae s e e eeenae s e e e eenn e e e eennnn e e e eennnnnn [ereeeeennaa e eennaas 2,404,136 |ceeueeeeennneeeees 2,975,000 [eeeeeeeeennieeees 3,465,018 |.. 03/15/2045 ..|...... IV.......
0Z3VO5H2G7GRS05 SOUTHWEST GAS CORP CALLABLE NOTES FIXED 4.15%
NOMURA GLOBAL FINANCIAL PRODUCTS INC ....ccovvviiiieeieiiiieeeeeeeenans BHJ9T ..ot Domestic Bond .........euoiiieiiiiiiiiieiinieeeeeeee 845011-AB-1 .... [01/JUN/2049 USD 1000 ....cevrmuiiieiinnnaeeeemnnnaeeeemnnnaeeeemnnnaseeeennnnaaeeees [oreeeemmmineeeeennnns 2,259,623 ... 2,998,000 [eeuneeeeeenniaaeees 2,996,678 |.. 06/01/2049 ..
W22LROWP2IHZN SOUTHERN CALIFORNIA EDISON CO CALLABLE BOND FIXED 4.65%

GOLDMAN SACHS INTERNATIONAL ...

GOLDMAN SACHS INTERNATIONAL .....oooiiiiiiiiiiiieiiiieeeeieee e

GOLDMAN SACHS INTERNATIONAL .....oooiiiiiiiiiiiiiieee e

GOLDMAN SACHS INTERNATIONAL .....ooooiiiiiiiiiiiiiieee e

NOMURA GLOBAL FINANCIAL PRODUCTS INC ......ccuviiiiiiiiiiieces

GOLDMAN SACHS INTERNATIONAL .....oooiiiiiiiiiiiiiiieeeeieeeeees

GOLDMAN SACHS INTERNATIONAL .....cooiiiiiiiiiiiieiiieee e

GOLDMAN SACHS BANK USA .....oooiiiiiiee e

NOMURA GLOBAL FINANCIAL PRODUCTS INC ......ccvviiiiiiiiiiieees

WELLS FARGO BANK NA

MIZUHO CAPITAL MARKETS LLC ....oooiiiiiiiiiiciiececeee e

NOMURA GLOBAL FINANCIAL PRODUCTS INC ......ccuviiiiiiiiiiieces

GOLDMAN SACHS INTERNATIONAL .....cooiiiiiiiiiiiiiiiieeceieeeeees

GOLDMAN SACHS INTERNATIONAL .....ooooiiiiiiiiiiiiiieee e

GOLDMAN SACHS INTERNATIONAL .....oooiiiiiiiiiiiieiiieeeeeieeeeees

GOLDMAN SACHS INTERNATIONAL .....cooiiiiiiiiiiiiiiiieeceieeeeees

GOLDMAN SACHS INTERNATIONAL .....oooiiiiiiiiiieiiiiiceeeieeeeees

GOLDMAN SACHS INTERNATIONAL .....oooiiiiiiiiiiiieiiieeeeeieeeeees

GOLDMAN SACHS INTERNATIONAL .....cooiiiiiiiiiiieiiiee e

GOLDMAN SACHS INTERNATIONAL .....oooiiiiiiiiiiiieiiiieeeeieee e

GOLDMAN SACHS BANK USA ......ooiiiiieciee e

NOMURA GLOBAL FINANCIAL PRODUCTS INC ......ccuviiiiiiiiiiieces

BANK OF AMERICA NA ...

MIZUHO CAPITAL MARKETS LLC ....oooiiiiiiiiieciicceeeeeeeiiee

MIZUHO CAPITAL MARKETS LLC

WELLS FARGO BANK NA

W22LROWP2IHZNB
B6K528 .................
W22LROWP2IHZNB
B6K528 .................
0Z3VO5H2G7GRS05)
BHJ91
W22LROWP2IHZNB
B6K528 .................
W22LROWP2IHZNB
B6K528 .................
KD3XUN7C6T14HN
AYLUO2 .................
0Z3VO5H2G7GRS05)
BHJ91
KB1H1DSPRFMYMC
UFXTO9 ....ccoeenns
OVewsseQx2D1J8
57QP30 ......ceuueeen
0Z3VO5H2G7GRS05)
BHJ91
W22LROWP2IHZNB
B6K528 .................
W22LROWP2IHZNB
B6K528 .................
W22LROWP2IHZNB
B6K528 .................
W22LROWP2IHZNB
B6K528 .................
W22LROWP2IHZNB
B6K528 .................
W22LROWP2IHZNB
B6K528 .................
W22LROWP2IHZNB
B6K528 .................
W22LROWP2IHZNB
B6K528 .................
KD3XUN7C6T14HN
AYLUO2 .................
0Z3VO5H2G7GRS05)
BHJ91
B4TYDEB6GKMZO0
31MB27 .....coeennne
OVvewsseQx2D1J8
57QP30 ......cceuueeen
OVewsseQx2D1J8
57QP30
KB1H1DSPRFMYM

UFXTO09 ....ceeeneees

Domestic Bond ...
Domestic Bond ...........eeuvviiiiiiiiiiiiiiiiiiiinnn.
Domestic Bond ...........eeuviiiiiiiiiiiiiiiiiiiinnn.
Domestic Bond ...........eeuviiiiiiiiiiiiiiiiiiiinnn.
Domestic Bond ...........eeuvviiiiiiiiiiiiiiiiiiiin.
Domestic Bond ...........ceuvviiiiiiiiiiiiiiiiiiiinn.
Domestic Bond ............euviiiiiiiiiiiiiiiiiiiiinn.
Domestic Bond ............euviiiiiiiiiiiiiiiiiiiiinn.
Domestic Bond ...........ceuvviiiiiiiiiiiiiiiiiiiinn.
Government Bond ............eeevviiiiiiiiiiiiiinnn.
Domestic Bond ............euviiiiiiiiiiiiiiiiiiiiinn.
Domestic Bond ...........ceuveiiiiiiiiiiiiiiiiiiiinn.
Domestic Bond ...........ceuveiiiiiiiiiiiiiiiiiiiinn.
Domestic Bond ...........eeuviiiiiiiiiiiiiiiiiiiinnn.
Domestic Bond ...........eeuviiiiiiiiiiiiiiiiiiiinnn.
Domestic Bond ...........ceuveiiiiiiiiiiiiiiiiiiiinn.
Domestic Bond ...........euuveiiiiiiiiiiiiiiiiiiiinn.
Domestic Bond ...........eeuviiiiiiiiiiiiiiiiiiiinnn.
Domestic Bond ...........ceuveiiiiiiiiiiiiiiiiiiiinn.
Domestic Bond ...........eeuvviiiiiiiiiiiiiiiiiiiinnn.
Local Authority .........eeieiiiiiiieeeeie e
Domestic Bond ...........eeuviiiiiiiiiiiiiiiiiiiinnn.
Domestic Bond ...........eeuviiiiiiiiiiiiiiiiiiiinnn.
Domestic Bond ...........ceuveiiiiiiiiiiiiiiiiiiiinn.
Domestic Bond ...

Domestic Bond ..........cevviiiiiiiiiiiiiiiiiiiiinnees

.|842400-FZ-1

00846U-AN-1 ....

58013M-EZ-3 ....

976826-BQ-9 ....

00440E-AQ-0 ....

701094-AN-4 ....

845011-AB-1 ....

052769-AH-9 ....

63111X-AB-7 ....

91282C-CF-6 ....

845011-AB-1 ....

845011-AB-1 ....

00287Y-AM-1 ...

031162-CF-5 ....

125523-AH-3 ....

219350-BK-0 ....

651639-AV-8 ....

718546-AK-0 ....

842400-HF-3 ....

976826-BP-1 ....

873547-HP-1 ....

49446R-AZ-2 ....

93884P-DY-3 ....

052769-AH-9 ....

.|976826-BP-1 ....

00287Y-AM-1 ...

01/0CT/2043 USD 1000 ...
AGILENT TECHNOLOGIES .
12/MAR/2031 USD 1000 ....ooviieeiiiiiiee e
MCDONALD'S CORP CALLABLE MEDIUM TERM NOTE FIXED 4.7%
09/DEC/2035 USD 1000 ........uviiiiiiiiiiiiieee e
WISCONSIN POWER AND LIGHT CO CALLABLE NOTES FIXED 3.95%
01/SEP/2032 USD 1000 .......oiiiiiiiiiiiiie et
CHUBB INA HOLDINGS LLC CALLABLE NOTES FIXED 4.15%
13/MAR/2043 USD 1000 .....ooiieeiiiiiiiieceeiiieee e
PARKER-HANNIFIN CORP CALLABLE NOTES FIXED 3.25%
14/JUN/2029 USD 1000 .....conniiiiiiiiiiiiiie e
SOUTHWEST GAS CORP CALLABLE NOTES FIXED 4.15%
01/JUN/2049 USD 1000 ...ovvveeeeiiiiiiieceiiiiee e
AUTODESK INC CALLABLE NOTES FIXED 2.4% 15/DEC/2031 USD
1000 <.
NASDAQ INC CALLABLE NOTES FIXED 3.25% 28/APR/2050 USD 1000
UNITED STATES OF AMERICA NOTES FIXED 0.75% 31/MAY/2026
USD 100 ..o
SOUTHWEST GAS CORP CALLABLE NOTES FIXED 4.15%
01/JUN/2049 USD 1000 ...ovvveeeeiiiiiiieceiiiiee e
SOUTHWEST GAS CORP CALLABLE NOTES FIXED 4.15%
01/JUN/2049 USD 1000 ...oeeveeeiiiiiiieeceiiiiie e

ABBVIE INC CALLABLE NOTES FIXED 4.4% 06/NOV/2042 USD 1000 ..
AMGEN INC CALLABLE NOTES FIXED 4.663% 15/JUN/2051 USD 1000
CIGNA GROUP/THE CALLABLE NOTES FIXED 4.375% 15/0CT/2028
USD 1000 ...eeeieeiiiiee e
CORNING INC CALLABLE NOTES FIXED 5.35% 15/NOV/2048 USD
1000 <.
NEWMONT CORP CALLABLE NOTES FIXED 5.45% 09/JUN/2044 USD
1000 <.
PHILLIPS 66 CALLABLE NOTES FIXED 4.65% 15/NOV/2034 USD 1000
'SOUTHERN CALIFORNIA EDISON CO CALLABLE BOND FIXED 3.65%
01/JUN/2051 USD 1000 ...oveveeeiiiiiiie e
WISCONSIN POWER AND LIGHT CO CALLABLE NOTES FIXED 1.95%
16/SEP/2031 USD 1000 ...oeeveeiiiiiiiiieeeiiiiie e

TACOMA WASHWTR REV .....oiiiiiiiiiiiieeecee,
KIMCO REALTY OP LLC CALLABLE NOTES FIXED 3.2% 01/APR/2032
USD 1000 ...eeiieeiiiie e
WASHINGTON GAS LIGHT CO CALLABLE MEDIUM TERM NOTE
FIXED 3.65% 15/SEP/2049 USD 1000 .......ccuvviiiiiiiiiiiiieceiiiee e
AUTODESK INC CALLABLE NOTES FIXED 2.4% 15/DEC/2031 USD
1000 <.

WISCONSIN POWER AND LIGHT CO CALLABLE NOTES FIXED 1.95%

16/SEP/2031 USD 1000 .... .

ABBVIE INC CALLABLE NOTES FIXED 4.4% 06/NOV/2042 USD 1000 ..

...................... 2,673,900
........................ 975,696
...................... 2,043,087
...................... 4,911,648
...................... 1,217,819
...................... 3,519,826

........................ 357,878

........................ 333,639
...................... 5,001,100
........................ 907,187

...................... 1,855,487

...................... 1,217,190

1,041,314 ...

.295,425|...

...................... 2,987,000
...................... 1,000,000
...................... 2,145,000
...................... 5,850,000
...................... 1,260,000
...................... 4,670,000

........................ 408,000

........................ 400,000
...................... 5,000,000
........................ 965,000

...................... 1,934,000

...................... 1,398,000

..1,250,000|...

.... 341,000 ...

...................... 2,946,707 |..
...................... 1,150,237 |..
...................... 2,038,776 |..
...................... 5,839,748 |..
...................... 1,258,595 |..
...................... 4,667,941 (..

........................ 407,287 |..

........................ 511,984 ..
...................... 5,158,156 |..
...................... 1,268,167 |..

...................... 2,327,621|..

...................... 1,459,809 |..

..1,436,306 |..

.... 340,983 |..

10/01/2043 ..|.

03/12/2031 ..

12/09/2035 ..

09/01/2032 ..

03/13/2043 ..

06/14/2029 ..

06/01/2049 ..

12/15/2031 ..

.. 04/28/2050 ..

.. 05/31/2026 ..

.. 06/01/2049 ..

.. 06/01/2049 ..

.. 11/06/2042 ..

06/15/2051 ..

10/15/2028 ..

11/15/2048 ..

06/09/2044 ..

.. 11/15/2034 ..

.. 06/01/2051 ..

.. 09/16/2031 ..

.. 12/01/2040 ..

.. 04/01/2032 ..

.. 09/15/2049 ..

.. 12/15/2031 ..

09/16/2031 ..|.

11/06/2042 ..




1’603

Collateral Pledged by Reporting Entity

STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE DB - PART D - SECTION 2
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17331LVCZKQKX5T7
MORGAN STANLEY CAPITAL SERVICES LLC ......eiiiiiiiiiieeeeeeiee e XVB4 i Local Authority .........oveieemiiiieiceeiis 873547-HP-1 .... | TACOMA WASH WTR REV ...ttt eeeene e e e eenne e e eeen [eeeeeeeeenne e eeeenaas 378,580 [.cceeennieeeeenins 370,000 [-eeeeenneieeeeeninns 370,000 |.. 12/01/2040 ..|....... | PP
0Z3VO5H2G7GRS05) PHILLIPS 66 CALLABLE NOTES FIXED 4.65% 15/NOV/2034 USD 1000
NOMURA GLOBAL FINANCIAL PRODUCTS INC ....ccovviiiiiieiiiiiieeeeeeeennns BHJ9T ..ot Domestic Bond ..........eceviviiiiiiiiiieiinnnnns TA8B46-AK=0 ... |oeeiiriiiiiiiiii e s e s e s rraaa [ereeeeenn e eennaas 1,050,674 |...ccevvnneeeeenna 1,095,000 |...cceevnneiieeennnn 1,087,481 |.. 11/15/2034 ..|...... IV.......
W22LROWP2IHZNB AUTODESK INC CALLABLE NOTES FIXED 2.4% 15/DEC/2031 USD
GOLDMAN SACHS INTERNATIONAL ...coviiiiieeiiiiee e BBK528 .....ccovvnnneenn Domestic Bond ..........ecoviveiiiiiiiieiiinnnnns 052769-AH-9 ... [T000 ....eiieeiieieeeeeeeee e e e e i e e e eeee e e e e rnnn e e e e e rnnn e e e eennnn e e e eennnnaeeeene [ereeeeenna e eennaas 3,334,932 it 3,802,000 |-eevvvuneeeeennannnns 3,795,353 |.. 12/15/2031 ..|...... IV.......
W22LROWP2IHZNB
GOLDMAN SACHS INTERNATIONAL ...ooviiiiiiiiiiaaeceeiiis e e eennineeeeennnns B6K528 .....ccevvnnnnnns Domestic Bond .......c.coiiiiiiiiiiiiiiiiinnnns 126408-GY-3 .... | CSX CORP CALLABLE NOTES FIXED 4.1% 15/MAR/2044 USD 1000 ... |-ceuuuuseereennnnaaaes 824,843 [...cciiiiiiiieennn 1,000,000 [-..cccevnniiieeennnn 1,001,914 [.. 03/15/2044 ..|...... IV.......
0199999999 - Total 60,261,715 67,842,000 69,311,092 XXX XXX
Collateral Pledged to Reporting Entity
1 2 3 4 5 6 7 8 9
Book/Adjusted Type of
Exchange, Counterparty CusIrP Carrying Maturity Margin
or Central Clearinghouse Type of Asset Pledged Identification Description Fair Value Par Value Value Date (1, V or IV)
7HB6GLXDRUGQFU5 UNITED STATES OF AMERICA BOND FIXED 4.5% 15/AUG/2039 USD
JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvvnnnne Government Bond ............eeeeviiiiiiiinnnnn. 912810-QC-5 ..o. 100 L. [eee e e e e e 137,790 |.eeveeiiiiiiiiiieieeens 138,400 |...cceennnnn P,9. % TR ..08/15/2039 ..|...... IV.......
4PQUHN3JPFGFNF TEXAS HEALTH RESOURCES CALLABLE NOTES FIXED 2.328%
MORGAN STANLEY & CO INTERNATIONAL PLC ....cccvvvvviiiiiiiiiiiiiiiinenns 3BB653 ......evvneennee Domestic Bond ..........ccooviviiiiiiniiiiinnnnns 882484-AC-2 .... [15/NOV/2050 USD 1000 .....ccoeeieieiiiiiiiiiieeiiiieeeeeeeeeeeeeeee e eee e [oeeeieeeeeeeeeeeeees 3,554,546 [.....vvvvinniiiinnnns 6,391,000 [...ovvvennnnee P,9. % TR ..11/15/2050 ..|...... IV.......
4PQUHN3JPFGFNF ABBOTT LABORATORIES CALLABLE NOTES FIXED 4.75%
MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvvviiiiiiiiiiiiiiiinenns 3BB653 ......euvveeneee Domestic Bond ............euviiiiiiiiiiiiinnnne. 002824-BG-4 .... [30/NOV/2036 USD 1000 ....ccoeeieiiiiiiiiiiiieeeeeeeeeeeeeeeeeeeeeeeee e e eeeeneeees [oeeeeieieieeeeeeeeeees 841,513 [cevviiiiiiiiiiiiiiis 850,000 |....evvvvnneen P,9. % TR ..11/30/2036 ..|...... IV.......
0Z3VO5H2G7GRS05 EASTMAN CHEMICAL CO CALLABLE NOTES FIXED 4.65%
NOMURA GLOBAL FINANCIAL PRODUCTS INC ... BHJ9T oo Domestic Bond ..........cccoviviiiiiiniiiiinnnnns 277432-AP-5 .... [15/0CT/2044 USD 1000 .....cceeviiiiiiiiiiiiiiiiiiiiiiiiiieeieeeeeeeeeeeeeeeeeeeeeeeeeees e, 2,588,096 |....coeeeiieeiiiennn 3,067,000 [...cevvvnnnnee P,9. % TR ..10/15/2044 ..|....... | .
4PQUHN3JPFGFNF ENTERPRISE PRODUCTS OPERATING LLC CALLABLE NOTES FIXED
MORGAN STANLEY & CO INTERNATIONAL PLC ....ccovvvvviiiiiiiiiiiiiiiinnnns 3BB653 ......euvnennnee Domestic Bond ..........cccoviviiiiiiniiiiinnnnns 29379V-BW-2 ... [4.2% 31/JAN/2050 USD 1000 .....cooeiieiiiiiiieiieeeeeeeeeeeeeeee e e ferniiiiiiiiiiiiinennns 1,592,708 |.ccovvviiiiiiiiiinnns 1,996,000 |.............. P,9. % TR ..01/31/2050 ..|...... IV.......
G5GSEF7VJP5170U
BARCLAYS BANK PLC ....iiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiii e KB573 ..ovvvviieniiinnns 072 T o O PP PPPRRRI PPN 5,240,000 |.eeevvuneeeennninnnns 5,240,000 |-ccevennnneenn D, 0.0, ORI RRSORRIRRRRRIN RUS IV.......
7HB6GLXDRUGQFU5 UNITED STATES OF AMERICA NOTES FIXED 3.875% 15/AUG/2034
JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvvnnne Government Bond ............eeeeviiiiiiiinnnnn. 91282C-LF-6 ... JUSD 100 ..ceiiiiiiiiiiiieiieiieieeeeee e [ 415,681 |.eoeeiiiiiiiiiiiieeen 424,900 |.....ccnnn P,9. % TR ..08/15/2034 ..|...... IV.......
4PQUHN3JPFGFNF CENTERPOINT ENERGY HOUSTON ELECTRIC LLC CALLABLE
MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvvviiiiiiiiiiiiiiiinenns 3BB653 ......euvveeneee Domestic Bond ..........cccovivviiiiiiniiiiinnnnns 15189X-BE-7 .... INOTES FIXED 5.15% 01/MAR/2034 USD 1000 .......ccevveviiviieiiiiiiiiiinnnens o, 1,017,906 |.ccoevvviiiiiiinnnnns 1,005,000 |.............. P,9. % TR ..03/01/2034 ..|...... IV.......
4PQUHN3JPFGFNF OMNICOM GROUP INC CALLABLE NOTES FIXED 2.45% 30/APR/2030
MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvvvviiiiiiiiiiiiiiinnnns 3BB653 .......uvveeenee Domestic Bond ...........euvvviiiiiiiiiiiinnnnee. 681919-BB-1 .... JUSD 1000 ...ceeviiiiiiiiiiiiiiiiiiiiiiiieeeieeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeees [oeneeeneenennnnnnnnns 4,628,632 |....ccceeiiieiiinns 5,000,000 [...ovvvennnes P,9. % TR ..04/30/2030 ..|...... IV.......
E570DZWZ7FF32T UNITED STATES OF AMERICA NOTES FIXED 1.875% 28/FEB/2029
CITIBANK NA L WEFAT6 ........uuvueee Government Bond ............eeevviiiiiiiinnnnn. 91282C-EB-3 ... JUSD 100 ...ciiiiiiiiiiiiiieieeeeeeeeeeeeeee e [ 1,402,238 |.ccoovviiiiiiiiinnnns 1,479,733 |..coeeeenn P,9. % TR ..02/28/2029 ..|...... IV.......
7LTWFZYICNSX8D6 EXXON MOBIL CORP CALLABLE NOTES FIXED 2.44% 16/AUG/2029
DEUTSCHE BANK AG . . 21K86 e Domestic Bond ...........eeeviiiiiiiiiiiiiinnnne. 30231G-BE-1 .... [USD 1000 ..22,000 [eevveennnnnne P,9. % TR ..08/16/2029 ..|...... IV.......
KB1H1DSPRFMYMC UNITED STATES OF AMERICA NOTES FIXED 4.
WELLS FARGO BANK NA ....ooiiiiiiiiiiiiiiiiiiiiiiiiiiiieieeeeeeeeeeeee e UFXTO9 ...coeeeennns Government Bond ............eeeeviiiiiiiinnnnn. 91282C-NT-4 ... JUSD 100 .ciiiiiiiiiiiiiiiiieeeeeeeeeeeeee e [ <1 PO, 10 [0 R P,9. % TR ..08/15/2035 ..|....... | .
7HB6GLXDRUGQFU5 UNITED STATES OF AMERICA BOND FIXED 4.125% 15/AUG/2053
JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvvnnne Government Bond ............eeevviiiiiiiinnnnn. 912810-TT-5 ..... USD 100 ..o [ 272,940 |.cooeiiiiiiiiiieieees 309,000 |...cevvvvnneen P,9. % TR ..08/15/2053 ..|...... IV.......
4PQUHN3JPFGFNF CENCORA INC CALLABLE NOTES FIXED 2.7% 15/MAR/2031 USD
MORGAN STANLEY & CO INTERNATIONAL PLC ....ccovvvviiiiiiiiiiiiiiiiinens 3BB653 ......euvnennnee Domestic Bond ..........ccooviviiiiiiniiiiinnnnns 03073E-AT-2 ..e. [1000 .iiiiiiiiiiiiieieee e [ 3,645,600 [....evvvvvvvennnnnnns 4,000,000 |.....ccennnnnn P,9. % TR ..03/15/2031 ..|...... IV.......
4PQUHN3JPFGFNF CONOCOPHILLIPS CO CALLABLE NOTES FIXED 5.3% 15/MAY/2053
MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvviviiiiiiiiiiiiiiinnnns 3BB653 ......euvneennee Domestic Bond ..........cccoviviiiiiiniiiiinnnnns 20826F-BE-5 .... [USD 1000 .....ccoiiiiiiiiiiiieiieieieee e [ 2,144,204 |..ccooiieiieeeeees 2,286,000 |......ccenn P,9. % TR ..05/15/2053 ..|...... IV.......
4PQUHN3JPFGFNF LOCKHEED MARTIN CORP CALLABLE NOTES FIXED 2.8%
MORGAN STANLEY & CO INTERNATIONAL PLC .....ccvvvvviiiiiiiiiiiiiiiinenns 3BB653 ......euvnennnee Domestic Bond ..........ccoovivviiiiiniiiiinnnnns 539830-BQ-1 .... [15/JUN/2050 USD 1000 ....iiiiiiiiiiiiiieieeeeeeeee s [oeeeeeeeeeneeeeeeeeeeens 622,705 [...ovvviiiiiiiiiiiiie 990,000 |...vvvvvrnnnen D9, TR ..06/15/2050 ..|...... IV.......
4PQUHN3JPFGFNF
MORGAN STANLEY & CO INTERNATIONAL PLC .....ccvvvviiiiiiiiiiiiiiiiinnnns 3BB653 ......euvneennee Domestic Bond ..........ccoovvvviiieiiniiiiinnnnns 717081-EU-3 .... | PFIZER INC CALLABLE NOTES FIXED 3.9% 15/MAR/2039 USD 1000 . |...cccceeveeiiieiiinenns 771,660 [..cevvveeiiiiiiiiinnnns 890,000 [....evvveneen D,9. % TR ..03/15/2039 ..|...... IV.......
E570DZWZ7FF32T HONEYWELL INTERNATIONAL INC CALLABLE NOTES FIXED 2.5%
CITIBANK INA L s s e s s s s s e s s e e s e saseeeeeas WEFAT76 .......oouuuees Domestic Bond .........ccciiiiiiiiiiiiiinnnnee. 438516-BL-9 ..... 01/NOV/2026 USD 1000 ...ciiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiieieieeeesesseseeeereeeeeeees |oereeereeeeeeeeeeeeeeees 636,279 ....vviiiiiiiiiiiiiins 635,601 [.......ceeeee 0. ST ..11/01/2026 ..|...... IV.......
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7LTWFZYICNSX8D6 CHILDREN'S HOSPITAL CORP/THE CALLABLE BOND FIXED 4.115%

DEUTSCHE BANK AG ...ccoiiiiiiiiiiiiiiiiiiiiiiiiceeeeeeeeeeeeeeeeeeeeeeeee e 21K86 ..o Domestic Bond ..........ccoooviiiiiiiiiiiiiiiinnnne 16876B-AA-0 .... |[01/JAN/2047 USD 1000 ....ccoeiiiiiiiiiiiieiieieeeeeeeeeeeeee e e, 270,638 ..01/01/2047 ..|...... IV.......
0Z3VO5H2G7GRS05 BAYLOR SCOTT & WHITE HOLDINGS CALLABLE NOTES FIXED

NOMURA GLOBAL FINANCIAL PRODUCTS INC ......cciiiiiiiiiiiiiiieee BHJ9T .o Domestic Bond ..........ccooovviiiiiiiiiiiiiiiinnens 072863-AF-0 .... [3.967% 15/NOV/2046 USD 1000 .......cevvrrrrrrrrerrrirrrrieeriiiieeeeeeeeeseesenerees [ 3,817,574 ..11/15/2046 ..|....... | .
7LTWFZYICNSX8D6 COCA-COLA CO/THE CALLABLE NOTES FIXED 2.25% 05/JAN/2032

DEUTSCHE BANK AG ....coiiiiiiiiiiiiiiiiiiiiiieiieeceeeeeeeeeeeeeeeeeeee et 21K86 ..o Domestic Bond ..........ccooovviiiiiiiiiiiiiiiinnens 191216-DP-2 ... JUSD 1000 ....coiiiiiiiiiiiieiieeeeeeee e e 24,933 ..01/05/2032 ..|...... IV.......
7LTWFZYICNSX8D6 WALMART INC CALLABLE NOTES FIXED 3.05% 08/JUL/2026 USD

DEUTSCHE BANK AG ...ccoiiiiiiiiiiiiiiiiiiiiiiiiieeceeeeeeeeeeeeeeeeeeeeee e 21K86 ..o Domestic Bond ..........ccooovvviiiiiiiiiiiiiiinnns 931142-EM-1 ... [1000 .iiiiiiiiiiiiiiiieieeeeee e [ 39,179 ..07/08/2026 ..|...... IV.......
0Z3VO5H2G7GRS05 AHS HOSPITAL CORP CALLABLE BOND FIXED 2.78% 01/JUL/2051

NOMURA GLOBAL FINANCIAL PRODUCTS INC . BHJ91 ... ... | Domestic Bond ... .[001306-AC-3 .... |USD 1000 ... . 607,689 |... ..07/01/2051 ..|.
17331LVCZKQKX5T7

MORGAN STANLEY CAPITAL SERVICES LLC .......uuvviiiiiiiiiiiiiiiiiiiiieee XVB4 i Equities ......coviiiiiiiiii 02079K-30-5 ..... ALPHABET INC-CL A - COMMON STOCK USD 0.001 .....uuuuuumimiiiiniiinns foorrrriiiiiiiiieiieees 755,532 [c.eeiiiiiiiiiieenn 2754 | UXXX e
7HB6GLXDRUGQFU5 UNITED STATES OF AMERICA BOND FIXED 3% 15/NOV/2044 USD

JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvvnnnne Government Bond .............eeevviiiiiiiiiiininnnn. 912810-RJ-9 ..... L[ TPTPRTPTT R 326,455 |....evviiiiiiiiiiiiins 420,100 |..cceeeennnnnn P,9. % TR ..11/15/2044 ..|...... IV.......
7HB6GLXDRUGQFU5 UNITED STATES OF AMERICA BOND FIXED 3.875% 15/MAY/2043

JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvvnnnne Government Bond ............eeveiiiiiiiiiiiiinininn. 912810-TS-7 ... JUSD 100 i [ 298,822 |..cccciiiiiiiiiiiin 331,600 [...cevvvnneee P,9. % TR ..05/15/2043 ..|...... IV.......
7HB6GLXDRUGQFU5 UNITED STATES OF AMERICA BOND FIXED 4.75% 15/MAY/2055 USD

JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvvnnne Government Bond ............eeveiiiiiiiiiiiiinininn. 912810-UK-2 ..ee 100 Lo [eee e AT AN RN 239,900 |...cceeennnnn P,9. % TR ..05/15/2055 ..|...... IV.......
7HB6GLXDRUGQFU5 UNITED STATES OF AMERICA NOTES FIXED 0.625% 15/AUG/2030

JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvvnnne Government Bond .............evvviiiiiiiiiiiiiininn. 91282C-AE-1 ... JUSD 100 ..iiiiiiiiiiiiieieeeeeeeeeeeeeeee e [ 2,623,689 |..cccceiiiiiiiiinnn 3,020,100 [..evvvevnnnnes P,9. % TR ..08/15/2030 ..|...... IV.......
7HB6GLXDRUGQFU5 UNITED STATES OF AMERICA NOTES FIXED 1.625% 15/0CT/2029

JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvvnnne Government Bond .............evvviiiiiiiiiiiiiinnnn. 91282C-LV-1 oo JUSD 100 i [ 805,526 [......vvvvvvrinnninnnnns 762,000 |.....euvenueee P,9. % TR ..10/15/2029 ..|...... IV.......
4PQUHN3JPFGFNF ABBVIE INC CALLABLE NOTES FIXED 4.125% 15/MAR/2031 USD 1000

MORGAN STANLEY & CO INTERNATIONAL PLC ....cccvvvvviiiiiiiiiiiiiiiinenns 3BB653 ......euvnennnee Domestic Bond .........ccoovviiiiiiiiiiiiiiiinnnns L0102 =t U RPN 12,667,222 |..cvvvviiniiiiinnee 12,840,000 [...cvvvvnnnnee P,9. % TR ..03/15/2031 ..|...... IV.......
4PQUHN3JPFGFNF AMAZON.COM INC CALLABLE NOTES FIXED 4.65% 01/DEC/2029

MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvvvviiiiiiiiiiiiiiinenns 3BB653 ......euvnennnee Domestic Bond ..........ccooovviiiiiiiiiiiiiinnns 023135-CQ-7 ... JUSD 1000 ...ceviiiiiiiiiiiiiiiiiiiiiiieeieeieeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeees [oenerenennennnnennnnes 1,122,465 |.ccoovvviiiiiiiinnnns 1,110,000 |...cceenennn P,9. % TR ..12/01/2029 ..|...... IV.......
4PQUHN3JPFGFNF CENCORA INC CALLABLE NOTES FIXED 4.85% 15/DEC/2029 USD

MORGAN STANLEY & CO INTERNATIONAL PLC ....cccvvvvviiiiiiiiiiiiiiiinnns 3BB653 ......euvnennnee Domestic Bond ..........ccooovviiiiiiiiiiiiiiinnnnns 03073E-AW-5 ... [1000 ...coiiiiiiiiiiiiiiiiieieeeeeeeee e [ 1,132,990 |.eoviiiiiiiiiiiiienns 1,105,000 |....cceneee P,9. % TR ..12/15/2029 ..|...... IV.......
4PQUHN3JPFGFNF

MORGAN STANLEY & CO INTERNATIONAL PLC ....ccovvvvviiiiiiiiiiiiiiiinnnns 3BB653 .......uvveeenee Domestic Bond ..........ccooovviiviiiiiiiiiiiinnens 037833-EK-2 .... | APPLE INC CALLABLE NOTES FIXED 2.7% 05/AUG/2051 USD 1000 ... |..cccoeeeeieeieennnns 4,142,578 | 6,840,000 [....cvvvvnnnen P,9. % TR ..08/05/2051 ..|...... IV.......
4PQUHN3JPFGFNF CHEVRON USA INC CALLABLE NOTES FIXED 4.819% 15/APR/2032

MORGAN STANLEY & CO INTERNATIONAL PLC ....cccvvvvviiiiiiiiiiiiiiiinenns 3BB653 ......euvveeneee Domestic Bond ..........ccooovviiiiiiiiiiiiiiinnns 166756-BE-5 ... JUSD 1000 ...ccoiiiiiiiiiiieiiiieieeeeeeeee e [e 3,035,401 [cevvvvvveenninniinnns 2,920,000 |....cceeunnnnn P,9. % TR ..04/15/2032 ..|...... IV.......
4PQUHN3JPFGFN COMMONSPIRIT HEALTH CALLABLE BOND FIXED 4.975%

MORGAN STANLEY & CO INTERNATIONAL PLC ... . 3BB653 ... ... | Domestic Bond ... .[20268J-BD-4 .... |01/SEP/2035 USD 1000 .... .4,985,210 (... ..5,130,000 |... ..09/01/2035 ..|...... IV.......
4PQUHNS, CONSOLIDATED EDISON

MORGAN STANLEY & CO INTERNATIONAL PLC .....ccvvvvvviiiiiiiiiiiiiiinnnns 3BB653 ......euvnennnee Domestic Bond ..........ccooovviiiiiiiiiiiiiiinnnns 209111-GN-7 .... [FIXED 5.5% 15/MAR/2055 USD 1000 ........ccevvviiiiiiiiiiiiiiiiiiiiiiiiiiiieeeeees foiiiiiiiiiiiiiiiies 152,215 |oeeviiiiiiiiiiiiiiiiees 160,000 |....cceevennn P,9. % TR ..03/15/2055 ..|...... IV.......
4PQUHN3JPFGFNF ESTEE LAUDER COS INC/THE CALLABLE NOTES FIXED 4.375%

MORGAN STANLEY & CO INTERNATIONAL PLC ....ccovvvviiiiiiiiiiiiiiiiinens 3BB653 ......euvnennnee Domestic Bond ..........ccooovviiiiiiiiiiiiiiinnnns 29736R-AG-5 ... [15/JUN/2045 USD 1000 .....cevvrrrrrrrrrrriririiieiireneeeeeeeeeeeseseesessssesssssssssees forvmmmmnninnn. 1,981,877 |oeevvveiiiiiiiiiennns 2,400,000 |....ccceunnnn P,9. % TR ..06/15/2045 ..|...... IV.......
4PQUHN3JPFGFNF GENERAL DYNAMICS CORP CALLABLE NOTES FIXED 4.25%

MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvvviiiiiiiiiiiiiiiinenns 3BB653 .......uvveeenee Domestic Bond ..........ccooovviiiiiiiiiiiiiiinennns 369550-BH-0 .... [01/APR/2040 USD 1000 ......coiiiiiiiiiiieieieeeees s eeeeeneeeeeeeeeenenes 6,927,375 [c.evvviiiiiiiiiiiinns 7,540,000 [...ovvvvnnnnee P,9. % TR ..04/01/2040 ..|...... IV.......
4PQUHN3JPFGFNF MICROSOFT CORP CALLABLE NOTES FIXED 3.45% 08/AUG/2036

MORGAN STANLEY & CO INTERNATIONAL PLC ....cccvvvvviiiiiiiiiiiiiiiinenns 3BB653 .......uvveeenee Domestic Bond ..........ccooovviiiiiiiiiiiiiiinnns 594918-BS-2 .... JUSD 1000 ...cceviiiriiiiiiiiiiiiiiiiiiiiiieieeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeees [oeneienennnnneennnnes 3,581,440 [..evvvvvvvnnniiinnnnns 4,000,000 |.....ccennnnnn P,9. % TR ..08/08/2036 ..|...... IV.......
4PQUHN3JPFGFNF NOVANT HEALTH INC CALLABLE BOND FIXED 3.168% 01/NOV/2051

MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvvvviiiiiiiiiiiiiiinnnns 3BB653 ......euvnennnee Domestic Bond ..........ccooovviiiiiiiiiiiiiiinenns B66988A-AH-7 ... JUSD 1000 ...ceeviriiiiiiiiiiiiiiiiiiiiiiieieeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeees [oereieneennenennnnnes 5,409,155 [...vvvvvvviniininnnnns 8,150,000 [...evvvvnnneee P,9. % TR ..11/01/2051 ..|...... IV.......
4PQUHN3JPFGFNF PPG INDUSTRIES INC CALLABLE NOTES FIXED 2.8% 15/AUG/2029

MORGAN STANLEY & CO INTERNATIONAL PLC .....ccvvvvvviiiiiiiiiiiiiiinnnns 3BB653 ......evvveeenee Domestic Bond ..........ccooovviiiiiiiiiiiiiiinnnns 693506-BR-7 ... JUSD 1000 ....cevviiiiiiiiiiiiiiiiiiiiiiiieiiieeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeees [oereiennnnnenennnnnns 4,291,775 oo 4,500,000 |.....ccennnnn P,9. % TR ..08/15/2029 ..|...... IV.......
4PQUHN3JPFGFN PEPSICO INC CALLABLE NOTES FIXED 3.45% 06/0CT/2046 USD

MORGAN STANLEY & CO INTERNATIONAL PLC ... . 3BB653 ... ... | Domestic Bond ... .[713448-DP-0 .... . 597,296 |... +... 790,000 [..evvvvvnnnnee P,9. % TR ..10/06/2046 ..|...... IV.......
4PQUHNS,

MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvviviiiiiiiiiiiiiiinnnns 3BB653 .......uvveeenee Domestic Bond ..........ccooovviiiiiiiiiiiiiiinenns TAT525-BV-4 ... [1000 ..cciiiiiiiiiiiiiiiiiieeeeeeeee e [ 672,077 [ceeveeiiiiiiiiiiiiiine 670,000 |.....evvnneen P,9. % TR ..05/20/2032 ..|...... IV.......
E570DZWZ7FF32T

CITIBANK NA L WEFAT76 ........uvvueee Cash.. .. 2,687,571 oo 2,687,571 oo e XXX e IV.......
E570DZWZ7FF32T ASTRAZENECA FINANCE LLC CALLABLE NOTES FIXED 4.8%

CITIBANK NA L WEFAT76 ........uvvueeee Domestic Bond ..........ccoovvviiiiiiiiiiiiiiinens 04636N-AK-9 .... [26/FEB/2027 USD 1000 .....cciiiiiiiiiiiiieiieee e [oeeeeeeeneeeeeeeeeeeeens 326,338 [....evviiiiiiiiiiiiins 324,666 |.............. D,9.% TR ..02/26/2027 ..|...... IV.......
E570DZWZ7FF32T

CITIBANK NA L WEFAT76 ........ovvueee Domestic Bond .........ccooovviiiiiiiiiiiiiiinnnns 654106-AF-0 .... | NIKE INC CALLABLE NOTES FIXED 2.375% 01/NOV/2026 USD 1000 .. |...cccceeeerreieeennnnns 492,639 |.ceeiiiiiiiiiiieieen 492,394 |.............. D,9. % TR ..11/01/2026 ..|...... IV.......
E570DZWZ7FF32T UNITED STATES OF AMERICA NOTES FIXED 0.625% 15/AUG/2030

CITIBANK NA L e e e s s e s s s e e s s e s s e s aeeeeeeaas WEFAT76 ........ouuuees Government Bond ..........evuviiiiiiiiiiiiiiiiiiins 91282C-AE-1 ... JUSD 100 ..ttt e e e e e e e e s e s s essssssesessssaeaasassaaees [oeneseeiieieaiiaasaaias 533,427 [..euviiiiiiiiiiiiiinnns 614,022|.............. 0. T ..08/15/2030 ..|...... IV.......
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Collateral Pledged to Reporting Entity
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SCHEDULE DB - PART D - SECTION 2

Collateral for Derivative Instruments Open as of Current Statement Date

1 2 3 4 5 6 7 8 9
Book/Adjusted Type of
Exchange, Counterparty CusIrP Carrying Maturity Margin
or Central Clearinghouse Type of Asset Pledged Identification Description Fair Value Par Value Value Date (1, V or IV)

E570DZWZ7FF32T UNITED STATES OF AMERICA NOTES FIXED 3.875% 30/SEP/2029

CITIBANK NA L WEFAT76 ........uvvueee Government Bond .............eevviiiiiiininnnn. 91282C-FL-0 ... JUSD 100 .ciiiiiiiiiiiiiiiieeiieeeeeeeeeeeeeeeeeeeeeee e [ 267,669 |..ccoeeeiiiiiiieieees 267,776 |.cccceeennnn P,9. % TR ..09/30/2029 ..|...... IV.......
B4TYDEB6GKMZO0

BANK OF AMERICA NA ... 31MB27 ..o Uniform Mortgage Backed Securi .......... 31418D-UG-5 ... | UMBS MORTPASS 2% 11/50 .ceiiiiiiiiiiiiieieeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeees foeeeieieeeeeeeeeees 4,140,457 |.cooeeeeeieeeeeeen 8,135,000 [....evvvnnnnen P,9. % TR ..11/01/2050 ..|...... IV.......
7LTWFZYICNSX8D6 AMAZON.COM INC CALLABLE NOTES FIXED 4.05% 22/AUG/2047

DEUTSCHE BANK AG ....coiiiiiiiiiiiiiiiiiiiiiieiieeceeeeeeeeeeeeeeeeeeee et 21K86 ..o Domestic Bond ..........cccovivviiiiiniiiiinnnnns 023135-BJ-4 ..... USD 1000 ...ciiiiiiiiiiiiiieeieieeeeeeeeeeeeeeeeeeeeeeee e eees [ 377,629 |..eevveiiiiiiiiiiiiis 475,000 |...cceeennnnnn P,9. % TR ..08/22/2047 ..|...... IV.......
7LTWFZYICNSX8D6 COCA-COLA CO/THE CALLABLE NOTES FIXED 2% 05/MAR/2031 USD

DEUTSCHE BANK AG ...ccoiiiiiiiiiiiiiiiiiiiiiiiiieeceeeeeeeeeeeeeeeeeeeeee e 21K86 ..o Domestic Bond ..........ccoovvvviiiiiniiiiinnnnns 191216-DK-3 ... [1000 ...ttt bbb bbbbrenrnee [eraaaeaa 195,775 |ocevveiiiiiiiiiieeeeeens 218,000 |...ccceennnnnn P,9. % TR ..03/05/2031 ..|...... IV.......
7LTWFZYICNSX8D6 TWDC ENTERPRISES 18 CORP CALLABLE MEDIUM TERM NOTE

DEUTSCHE BANK AG ...ccoiiiiiiiiiiiiiiiiiiiiiiiieieceeeeeeceeeeeeeeeeeeeeeeeeee e 21K86 ..o Domestic Bond ..........cccoviviiiiiiniiiiinnnnns 25468P-DV-5 .... [FIXED 2.95% 15/JUN/2027 USD 1000 ......ccoeeiiiiiiiiieieeeieeeeeeeeeeeeeeeeeeeee ferviiiiiiiiiiiieiienenns 303,700 [..evvvvveiniiiniiiinnns 305,000 |...cevvvnnnnen P,9. % TR ..06/15/2027 ..|...... IV.......
7LTWFZYICNSX8D6 HOME DEPOT INC/THE CALLABLE NOTES FIXED 3.9% 06/DEC/2028

DEUTSCHE BANK AG ...ccoiiiiiiiiiiiiiiiiiiiiiiiieieceeeeeeceeeeeeeeeeeeeeeeeeee e 21K86 ..o Domestic Bond ..........ccooviviiiiiiniiiiinnnnns 437076-BW-1 ... [USD 1000 ... e e [oannissinninenae 130,911 |oeeiiiiiiiiiiiiieeeeees 130,000 |..cceeeennnnn P,9. % TR ..12/06/2028 ..|...... IV.......
1VUV7VQFKUOQSJ

CREDIT AGRICOLE CIB .. Cash... B O 2,150,000 ... .2,150,000
0Z3VO5H2G7GRS05

NOMURA GLOBAL FINANCIAL PRODUCTS INC ... BHJ9T .o Domestic Bond .........ccoeevvvivveiiiiiiiiniinnnnnnnn |931142-EC-3 ... [1000 ...iiiiiiiiiiiiiii it erraaes |eereni e 3,969,034 [.....ovvvviiiiiiinnnns 4,891,000 |.....cccunnnn P,9. % TR ..06/29/2048 ..|....... | .
BFM8T61CT2L1QCE

UBS AG .... . MIK50 ....covvvvviiinnnn 7T [ P SPPPSTPPPRPPPRRTI TP 250,000 ... ... 250,000 [..evvveennnnen D,9. ¢ CHRNVRIN UV R IV.......
KB1H1DSPRFMYMC! UNITED STATES OF AMERICA BOND FIXED 3.875% 15/FEB/2043

WELLS FARGO BANK NA ....oiiiiiiiiiiiiiiiiiiiiiiiiiiiieeeceeeeeeee e UFXTO9 ...coeeeennns Government Bond ............eeevviiiiiiiinnnnn. 912810-TQ-1 ... JUSD 100 i [ 1,925,761 |.eevveiiiiiiiiiiennns 2,184,000 |......ccuun. P,9. % TR ..02/15/2043 ..|....... | .
G5GSEF7VJP5170U

BARCLAYS BANK PLC ....utiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiis e KB573 ..ovvvviieniiinnns 7T [ P SPPPSTPPPRPPPRRTI TP 985,000 [...evvvvveeniinnninnnas 985,000 |....evvvvneee D, 0.0, ORI RRSORRRRRRRIN RUS IV.......
ROMUWSFPUSMPR

BNP PARIBAS .....coiiiiiiiiiiiiiiiiiiiiiieeteeeeeeeeeeeeeeeeeeeeee e O8K5P83 ............... L7 T L P POPPPRTPPPPPPPR PPN 5,880,575 [c.vvvvvrrinriniiiinns 5,880,575 [..evuvvennnns D, 0.0, ORI RRSORRRRRNRRIN RS IV.......
17331LVCZKQKX5T7

MORGAN STANLEY CAPITAL SERVICES LLC .......uuvviiiiiiiiiiiiiiiiiiiiienee XVB4 i Equities .......cooviiiiiiiiii 388689-10-1 ..... GRAPHIC PACKAGING HOLDING CO COMMON STOCK USD 0.01 ..... [oeeveveevrrinnerennennnns 60,623 |..eevvviiiiiiiiiiiiiiiiis 6,568 |.............. D90 CHUINURIN VRS RUTR | .
17331LVCZKQKX5T7 UNITED STATES OF AMERICA NOTES FIXED 3.75% 28/FEB/2033

MORGAN STANLEY CAPITAL SERVICES LLC .......uuvviiiiiiiiiiiiiiiiiiiiienee XVB4 i Government Bond ............eeevviiiiiiiiinnnn. 91282C-QC-8 ... USD 100 ..cciiiiiiiiiiiiiiieieeeeee e [ 12,844 .o 13,200 |.ccceeeennnnn P,9. % TR ..02/28/2033 ..|....... | .
KB1H1DSPRFMYMC ASCENSION HEALTH CALLABLE BOND FIXED 2.532% 15/NOV/2029

WELLS FARGO BANK NA ....oiiiiiiiiiiiiiiiiiiiiiiiiiiiieiieeeeeeeeeeeeeeeeeee e UFXTO9 ...coeeeenn Domestic Bond ..........cccoviviiiiiiiniiiiinnnnns 04352E-AA-3 ... JUSD 1000 ...ceeviiiiiiiiiiiiiiiiiiiiiieieieeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeees [eenenneneneennenseseeeennens Lo I N 1,000 [ P,9. % TR ..11/15/2029 ..|....... | .
7HB6GLXDRUGQFU5

JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvvnnnne L7 T [ P PPPPPPPPRPPPRPP EPTPPPPTPPPPRN 24,094,000 |..ccceviiiiiinnnnns 24,094,000 |......c...... D, 0.0, ORI RRSORRIRRRRRIN RUS IV.......
7HB6GLXDRUGQFU5 UNITED STATES OF AMERICA BOND FIXED 4% 15/NOV/2052 USD

JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvennne Government Bond ............eeeeviiiiiiiinnnnn. 912810-TL-2 ..... L[ PPRTPRTT R 322,614 [ceveeiiiiiiiiiiiiiie 368,400 |......ceuuee. P,9. % TR ..11/15/2052 ..|...... IV.......
7HB6GLXDRUGQFU5 UNITED STATES OF AMERICA BOND FIXED 4.75% 15/AUG/2055 USD

JPMORGAN CHASE BANK NLA. ... TRNE97 .....ovvvvvvnnne Government Bond ............eeevviiiiiiiinnnnn. 912810-UM-8 ... [100 ... [ee e e e 82,377 |eevvveereniiiriiiiiiiiine 84,300 [..cevvvvnnnnns P,9. % TR ..08/15/2055 ..|...... IV.......
4PQUHN3JPFGFNF AIR PRODUCTS AND CHEMICALS INC CALLABLE NOTES FIXED 2.8%

MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvvvviiiiiiiiiiiiiiinnnns 3BB653 ......euvneennee Domestic Bond ..........cccoviviiiiiiniiiiinnnnns 009158-BA-3 .... [15/MAY/2050 USD 1000 .......uuuuuuuimiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiiieiiiiiiien eeeeeeeeeeneeeseeneeennns 75,243 |cevveiiiiiiiiiiiiiiinns 120,000 |...cceennnnn P,9. % TR ..05/15/2050 ..|...... IV.......
4PQUHN3JPFGFNF

MORGAN STANLEY & CO INTERNATIONAL PLC .....ccvvvvvviiiiiiiiiiiiiiinnnns 3BB653 ......euvnennnee Domestic Bond ..........cccoviviiiiiiiniiiiinnnnns 037833-DW-7 ... | APPLE INC CALLABLE NOTES FIXED 2.65% 11/MAY/2050 USD 1000 . |....ccceeeveriienernnns 185,339 ... 300,000 [..cevvennnnnen P,9. % TR ..05/11/2050 ..|...... IV.......
4PQUHN3JPFGFNF COMCAST CORP CALLABLE NOTES FIXED 3.55% 01/MAY/2028 USD

MORGAN STANLEY & CO INTERNATIONAL PLC .....ccvvvvvviiiiiiiiiiiiiiinnnns 3BB653 ......euvnennnee Domestic Bond ..........ccooviviiiiiiniiiiinnnnns 20030N-CH-2 ... [T000 ....eetiiririrrenreretreretteeeeeeeeeeeeeeeseeseseeeeeeeeeeeeesesessessssssssssssssssssssssees [orsmmssnmnnnnnnen.. 99,944 |...ovviiiiiiiiiiiiiins 100,000 |...cceeennnnn P,9. % TR ..05/01/2028 ..|...... IV.......
4PQUHN3JPFGFNF EMERSON ELECTRIC CO CALLABLE NOTES FIXED 2.75%

MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvviiiiiiiiiiiiiiiiinens 3BB653 .......uvveeenee Domestic Bond ..........cccovivviiiiiiniiiiinnnnns 291011-BM-5 ... [15/0OCT/2050 USD 1000 .....ceeviiiiiiiiiiiiiiiiiiiiiiiiiiieeeieeeeeeeeeeeeeeeeeeeeeeeeees o, 2,065,506 |.....ccoeeiiiiiiennn 3,297,000 [..cevvvennnen P,9. % TR ..10/15/2050 ..|...... IV.......
4PQUHN3JPFGFNF EXXON MOBIL CORP CALLABLE NOTES FIXED 3.452% 15/APR/2051

MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvvvviiiiiiiiiiiiiiinnnns 3BB653 .......uvveeenee Domestic Bond ..........ccooviviiiiiiiniiiiinnnnns 30231G-BM-3 ... JUSD 1000 ...cceveiiiiiiiiiiiiiiiiiiiieieiieieeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeeees [oerenennnnnnnnnnnnnnes 1,938,867 |.ccoevviiiiiiiiinennns 2,670,000 |......ccunnn P,9. % TR ..04/15/2051 ..|...... IV.......
4PQUHN3JPFGFNF MICROSOFT CORP CALLABLE NOTES FIXED 4.1% 06/FEB/2037 USD

MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvvvviiiiiiiiiiiiiiinnnns 3BB653 ......euvneeenee Domestic Bond ..........cccoviviiiiiiniiiiinnnnns 594918-BZ-6 .... 1000 ..cceiiiiiiiiiiiiiiiiiiiieeee e [ 8,194,325 [...evvvvvniiiniiinnns 8,570,000 [...cevvvnnnnee P,9. % TR ..02/06/2037 ..|...... IV.......
4PQUHN3JPFGFNF

MORGAN STANLEY & CO INTERNATIONAL PLC .....ccvvvvvviiiiiiiiiiiiiiinnnns 3BB653 ......euvnennnee Domestic Bond ..........ccooviviiiiiiniiiiinnnnns 713448-BP-2 .... | PEPSICO INC CALLABLE NOTES FIXED 5.5% 15/JAN/2040 USD 1000 |........ccceveeerennns 5,480,524 [....ovvvvriiiininnnns 5,300,000 [...cvvvvnnnee P,9. % TR ..01/15/2040 ..|...... IV.......
4PQUHN3JPFGFNF REPUBLIC SERVICES INC CALLABLE NOTES FIXED 2.375%

MORGAN STANLEY & CO INTERNATIONAL PLC .....covvvvvviiiiiiiiiiiiiiinnnns 3BB653 ......euvnennnee Domestic Bond ..........cccoviviiiiiiniiiiinnnnns 760759-BA-7 .... [15/MAR/2033 USD 1000 ....ccevvrrrriiiiiiiiiiiiiiiieieiieeieeeeeeeeeeeeeeeeeeeeeeeeeeeees [oerinieeiinnneneneennns 946,996 |......ouvvvrrninnnnns 1,100,000 |.....ceeeee P,9. % TR ..03/15/2033 ..|...... IV.......
E570DZWZ7FF32T ABBOTT LABORATORIES CALLABLE NOTES FIXED 3.75%

CITIBANK NA L WEFAT76 ........uvvueeee Domestic Bond ..........ccoovvviiiiiiiniiiiinnnnns 002824-BF-6 .... [30/NOV/2026 USD 1000 .....cceeiiiiiiiiiiiiiieeieeeeeeeeeeeeeeeeeeeeee e e eeeeeeeeeeees [oeeeeieeieeeeeeeeeeeen 367,005 [...oevvviiiiiiiiiiiinns 362,920 [....vvvveneen D,9. % TR ..11/30/2026 ..|...... IV.......
E570DZWZ7FF32T UNITED STATES OF AMERICA NOTES FIXED 2.875% 15/AUG/2028

CITIBANK NA L e s e e s e s e e s s s e e e s s s s e se e e eeeeaas WEFAT76 ........ouueees Government Bond ...........evviiiiiiiiiiiinns 912828-4V-9 ..... USD 100 L. e s e e s e e e e e s e s e e s e e s s e e s e e e e sseeeessaeeeeeaeseaaes [rniiiiininiiiiaiiiaians 286,049 i 291,317 | D0, ST ..08/15/2028 ..|...... IV.......

0299999999 - Total 158,869,791 180,476,198 XXX XXX XXX




STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

Schedule DB - Part E - Derivatives Hedging Variable Annuity Guarantees

NONE

Schedule DL - Part 1 - Reinvested Collateral Assets Owned

NONE

Schedule DL - Part 2 - Reinvested Collateral Assets Owned

NONE

E10, E11, E12



STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE E - PART 1 - CASH

Month End Depository Balances

1 2 3 4 5 Book Balance at End of Each Month
During Current Quarter
Amount of Amount of 6 7 8
Restricted Interest Received | Interest Accrued
Asset | Rate of | During Current at Current
Depository Code | Interest Quarter Statement Date First Month Second Month Third Month

Bank of America, NA .............. Charlotte, NC ..coooovecivne | ...0.000 | [0 0 [ (17,234,949)|........ (12,783,287)|.......... (8,988,214)]..
JPMorgan Chase Bank, NA ........ New York, NY .o | ...0.000 | [0 . 0. 229,111,514 |....... 140,123,723 |........ 191,730,025 |..
US Bank ..o Minneapolis, MN ......ccooeeee | ...0.000 | [0 . (V1N 14,372,533 |.......... 13,580,483 |......... 14,879,614 |.
Wells Fargo Bank .................. Raleigh, NC ..o |, ...0.000 | [0 0 [ 326,630 |.............. 344 573 |............... 413,334 |..
0199998. Deposits in ... 1 depositories that do not

exceed the allowable limit in any one depository (see

instructions) - open depositories XXX XXX 0 0 91,725 26,272 88,359
0199999. Totals - open depositories XXX XXX 0 0 226,667,453 141,291,764 198,123,118
0299998. Deposits in ... 0 depositories that do not

exceed the allowable limit in any one depository (see

instructions) - suspended depositories XXX XXX 0 0 0 0 0
0299999. Totals - suspended depositories XXX XXX 0 0 0 0 0
0399999. Total cash on deposit XXX XXX 0 0 226,667,453 141,291,764 198,123,118
0499999. Cash in company's office XXX XXX XXX XXX 0 0 0

0599999. Total

226,667,453

141,291,764

198,123,118

E13
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STATEMENT AS OF MARCH 31, 2026 OF THE BRIGHTHOUSE LIFE INSURANCE COMPANY OF NY

SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned End of Current Quarter

1 2 3 4 5 6 7 8 9
Restricted
Asset Stated Rate of Book/Adjusted Amount of Interest Amount Received
CUSIP Description Code Date Acquired Interest Maturity Date Carrying Value Due and Accrued During Year
...................... UNITED STATES TREASURY TBILL_CASH ... iiieuuuusiiiiiuuunniiiiiiiuisiessiiuui e s s eetsai s eseeesuiseeseessnneseeessnnssessessnnnssesessnnnssssresnnnssessessnnnsesseesnnnnees | oeeeesnnnneeeeeens [eaeennnnss 02/ 1772026 ooiiivnins |ovvvnninnniiiinnnnnnnnnnnnn 30614 e 04/23/2026 e | 40,909,066 |vvveneiiiiiinnniiiinnnnn 0 foiiiiin ., 172,486
0019999999. Subtotal - issuer credit obligations - U.S. government obligations (exempt from RBC) 40,909,066 0 172,486
0489999999. Total - issuer credit obligations (unaffiliated) 40,909,066 0 172,486
0499999999. Total - issuer credit obligations (affiliated) 0 0 0
0509999999. Total - issuer credit obligations 40,909,066 0 172,486
8589999999. Total cash equivalents (unaffiliated) 40,909,066 0 172,486
8599999999. Total cash equivalents (affiliated) 0 0 0

40,909,066

172,486
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